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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

ASSETS

Current Statement Date

4

1 2 3 December 31
Net Admitted Assets Prior Year Net
Assets Nonadmitted Assets (Cols. 1-2) Admitted Assets
1o BONAS ettt [reneneenna 7,569,330,569 |...cocvieciiciieiieeae [V 7,569,330,569 |............ 7,712,987,014
2. Stocks:
2.1 Preferred STOCKS .......cuiuiiiiiieicieteteeccee ettt s [ere e seenenenes 16,447,800 |....ovoveeereeeccicieirene [V 16,447,800 |......cooeevne 16,551,600
2.2 COMMON SLOCKS ....vuvuirieeetieiscesieteese ettt enens [eesssssssnees 861,801,969 |.......cccoeee 29,933,881 |......ccecvnee 831,868,088 |.........c..... 840,814,329
3. Mortgage loans on real estate:
B FIISEHENS .ottt [ 1,864,971,990 ..o [V 1,864,971,990 |............ 1,669,672,227
3.2 Other than firSt IENS...........covveveieecececc ettt [feeeees e (O T (O T [0 0
4. Real estate:
4.1 Properties occupied by the company (Iess $  ..ccooeivciinninicenns 0
ENCUMDIANCES) ...ttt sesens [eeeeeetnenese bbbt neee [V N [V N (1 T 0
4.2 Properties held for the production of income (less
e 0 encumbrances) .........cccoenieneenienns |oevvicnicnnees 23,032,535 ..o (O S 23,032,535 |....ccevnnne 23,493,005
4.3 Properties held for sale (less $§ ..o 0
ENCUMDIANCES) ......eeeeveieievetceeeee ettt tetesee s s et e st seses s ssesesesesesessanans [oeseteseneneneseseseseeneeeneneas (O O (O O [V 0
5. Cash ($
[T
investments (§  .ooevvrniieee 0 ) s e 981,961,660 981,961,660 |................ 569,932,887
6. Contract loans (including $  «evevevrererverieieieeecene 0 premium notes) ...... [-roeeeeunns 923,200,942 922,916,183 |............... 936,012,734
7. Derivatives ............... .. 151,147,843 |.. .. 151,147,843 |.. ..191,797,199
8. Other iNVESIEA @SSEES ....c.ovieurereeeeieiceieieieisieee et ennaens [eocesesesnanenes 431,446,585 431,446,585 350,110,330
9. ReCEIVaADIES fOr SECUMEIES ......vvuiieiiecieicieicieee s [eoenieeniee s 338,566 |....oceeeererireniieein 0 e 338,566 [...ccrveennns 9,984,535
10. Securities lending reinvested collateral @ssets ..........ccccoeoeieeieeiiniiceiecieee e, (O TR | TP 0].
11.  Aggregate write-ins for iNVested @SSets ...........cooveueveriiriiieeeieeeeeeee s [ereeeeierinens 17,930,000 |vovveviereirrerniennn 0 foii 17,930,000
12. Subtotals, cash and invested assets (LIN€S 110 11) ...cceveveeveveveievcieverceenees freeeeeeees 12,841,610,459 |................. 30,218,640 |.......... 12,811,391,819
13. Titleplantsless § ..o, 0 charged off (for Title insurers
[oT 2117 OO U O UUUUURTN STTR RSO (O T (O T [0 0
14, Investment inCOme due and @CCTUET .........c.cceuimeeimrerimeenieieieeeiseieeeeeseeenas e 89,126,235 | [V 89,126,235 | ..o 78,106,657
15.  Premiums and considerations:
15.1 Uncollected premiums and agents' balances in the course of collection |.............ccc.cc.... 391,271 [ [V 391,271 | 584,270
15.2 Deferred premiums, agents' balances and installments booked but
deferred and not yet due (including $ ..........ccooveiiiiinne. 0
earned but unbilled PremiumS) ..........cccoveveveiiieiereeieiiee s [oeeeeeeenenenees 1,940,291 | (01 PO 1,940,291 | 1,981,437
15.3 Accrued retrospective premiums ($ ..o 0 )and
contracts subject to redetermination ($ ..........cccoeeevienirrennnn (O Y T (O T [0 [V 0
16. Reinsurance:
16.1 Amounts recoverable from rINSUIETS ...........cooierururururenenseeeeeeseneeeneees fresicicsenes 129,502,034 |....ooeeeeeveecnnnennn 0 o 129,502,034 |....ccevnnve 58,982,336
16.2 Funds held by or deposited with reinsured cOMpanies .............c.ccceevreees frvereecneencns 9,504,310 |ovoveveeieeeieeeieeeeen 0 [ 9,504,310 oo 0
16.3 Other amounts receivable under reinsurance contracts .. 37,247,805 |ecveereceeeennneeeeen 0 [ 37,247,805 | 27,390,954
17.  Amounts receivable relating to UninSUred Plans .............ccccoeveeeeeeieeeeenenenins v 0 oo 0 (1 T 0
18.1 Current federal and foreign income tax recoverable and interest thereon ... |....cccccoen.. 28,326,668 |.......ccceeerrnccreeenn 0 [ 28,326,668 |................ 48,062,079
18.2 Net deferred tax asset ...........ccoceeveuenee ..105,996, 153 |.. .. ...64,547,778 |. ...62,662,661
19.  Guaranty funds receivable or 0N dePOSit ............cccccveveveveveeeeeeeieieeeeeeeees |reseeeeeeieeneens 7,744,730 o0 o 7,744,730 | 7,095,078
20. Electronic data processing equipment and SOftWAre ............cccooveevieierereeeens forvviecciinnens 978,404 |...oovoeeeeeeeen (1 978,404 |.......coo...... 1,082,172
21. Furniture and equipment, including health care delivery assets
(B e 0 ) et | 4,907,899 |....coovvvrnn 3,725,834 |...oovvernee 1,182,065 |....cccovvvennne 3,210,491
22. Net adjustment in assets and liabilities due to foreign exchange rates ......... [ocoeovorrriiccciiiencns (O T (O T [V 0
23. Receivables from parent, subsidiaries and affiliates ................ccccocovveveiviies foevreiinnnnn, 16,911,815 [ (V1 16,911,815 | 22,523,106
24. Healthcare ($ oooeoeverreeeeeeeeenes 0 ) and other amounts receivable ...... |-.coocoeerenene 8,435,043 ..o 8,435,043 ..o [V 0
25. Aggregate write-ins for other than invested assets ............cccoceveeeririreieeens froreeciceinne 204,441,331 | 31,930,098 |.........c...... 172,511,233 ..o 171,367,728
26. Total assets excluding Separate Accounts, Segregated Accounts and
Protected Cell Accounts (LINES 120 25) ......c.ccuvvieieeveuiiiiiieeeieieiee e e 13,487,064,448 |................ 115,757,990 |........... 13,371,306,458 |.......... 12,834,574,829
27. From Separate Accounts, Segregated Accounts and Protected Cell
AACCOUNLS ...ttt see e eeseseseseseesnseaeseses s nsssesesesassnsesesesesasnsnsnsesanns [eoneesinas 12,295,955,150 |oocvivrieciiieiieirccieae [V 12,295,955,150 |.......... 13,085,072,175
28. Total (Lines 26 and 27) 25,783,019,598 115,757,990 25,667,261,608 25,919,647,004
DETAILS OF WRITE-INS
1101. Receivable for Collateral ... [ 17,930,000 |evveeeecircirens [V 17,930,000 |.eovocvennne. 30,170,000
1102.
1103.
1198. Summary of remaining write-ins for Line 11 from overflow page .............c.cc.. |reeeeeennnnnneeenns (O T (O T [V 0
1199. Totals (Lines 1101 through 1103 plus 1198)(Line 11 above) 17,930,000 0 17,930,000 30,170,000
2501. Annuity rider charges receivable ... i, 91,853,145 |....ooonccinnns | 91,853,145 |, 90,486,798
2502. Return of Reinsurance Trust Assets — Scottish Re .....cocoovoieeeeeeceicces e 51,049,039 |...oovieeeeeeeeeee 0 forooiiiis 51,049,039 |...ccoeneneen. 51,049,039
2503.  KEYMAN INSUFANCE  ...oiveveeeieiiiiiiirieieieteietes ettt snesens [eeenesesesssennes 9,027,061 |ovcvovccieeecieiie (V1 9,027,061 |..ccvevereernnne 9,357,873
2598. Summary of remaining write-ins for Line 25 from overflow page ...52,512,086 |... 31,930,008 |... ...20,581,988 |... ...20,474,018
2599. Totals (Lines 2501 through 2503 plus 2598)(Line 25 above) 204,441,331 31,930,098 172,511,233 171,367,728




STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

LIABILITIES, SURPLUS AND OTHER FUNDS

2

Current December 31
Statement Date Prior Year
1. Aggregate reserve for life contracts $ ............ 2,958,772,438 1SS $ .oroeeereeeerieeieieieiene 0 included in Line 6.3
(including $  +.vevvnnne 329,169,081  MOUCO RESEIVE) ........oveveveicece e e 2,958,772,438 |............ 2,757,913,123
2. Aggregate reserve for accident and health contracts (including $  .....coooceeniniccinnne 0 Modco Reserve) ... 18,738,309 |.. ... 19,488,972
3. Liability for deposit-type contracts (including $  ...ceovovvevvererenne 166,840 MOACO RESEIVE).......oeeeeeeiiieieieieieiseeieieias |oeseieieeneeas 866,555,580 |.......ccoce.. 870,684,212
4. Contract claims:
B LIFE e h bbb bbbt b e b e s sne e [rrenea e 22,814 677 | 17,924,906
4.2 Accident and health 105,459 | 158,706
5. Policyholders’ dividends/refunds to members $ ........cccccceiirininnnnne 0 and coupons $ ....ccoceevvevrniccirininenne 0 due
BN UNPAIA ....vceeceeeceeeee ettt ettt et et e e et ese et ese et ese et eb et et ees et e s e b ese et essesesesaese st ebeetese s ebe s ebenseseasebensetesestensetebeesesessetesebensarens [reeserenrenennenenene 166,840 |........ovevneene 168,202
6. Provision for policyholders’ dividends, refunds to members and coupons payable in following calendar year - estimated
amounts:
6.1 Policyholders’ dividends and refunds to members apportioned for payment (including $ ........ccccooeiiiiiiins 0
IMIOACO) .ttt bbbkt R b E k£t b bkttt ettt ettt ettt [enn e 4,728,497 |....covvn 4,809,581
6.2 Policyholders’ dividends and refunds to members not yet apportioned (including
6.3 Coupons and similar benefits (including $  ..ooeoveeiecicce 0 Modco)......
7. Amount provisionally held for deferred dividend policies not included in LiNe 6 ..........cccooouiiiiiiiiiiiieneecee e
8. Premiums and annuity considerations for life and accident and health contracts received in advance less
B e 0 discount; including $  .oeoeoveveeeerinenns 70,269 accident and health premiums ...........ccceueveveves foeeeerercieeeenenens 181,842 |l 145,495
9. Contract liabilities not included elsewhere:
9.1 Surrender values 0N CaNCEIEA CONMFACES ..........oiuiiiuiiiiiiie ettt et e e st e e e e eseesseesaeeaeeaeenseenseeneesneennes |eanesneesae st e s s e e [0 0
9.2 Provision for experience rating refunds, including the liability of $ ... 0 accident and health
experience rating refunds of which $
SEIVICE ACE ...
9.3 Other amounts payable on reinsurance, including $ .........ccccce.c.. 4,945,738 assumed and $
(1= L= SRR RRURRR
9.4 Interest Maintenance RESErve ..........ccoceviiiiiiiiiiiic e
10. Commissions to agents due or accrued-life and annuity contracts $
$ 293,480 and deposit-type contract funds $ ..o
11.  Commissions and expense allowances payable on reinsurance assumed
12.  General expenses dUe OF aCCTUEA ............cccueiuieiuieiiieniienieenieeie e see e seeas
13. Transfers to Separate Accounts due or accrued (net) (including $§  ................
allowances recognized in reserves, net of reinSUred allOWANCES) ............c.oueueieuruiiiriieieeeieieeeeses e seseseneeeens [eeeeeieienene (294,523,317 ..o (313,866,943)
14. Taxes, licenses and fees due or accrued, excluding federal iNCOME taXES ...........cccovvvverueveieirieieeeieieeeeeeieieias ..2,306,161 |..
15.1 Current federal and foreign income taxes, including $ 0 on realized capital gains (I0SSES) ......c.ccco. feevrereriniciciriiccne 0.
15.2 Net deferred tax HADIlItY ........ ..o oottt ettt et et e e et et et et et e et e e e 0
16, UNEaned iNVESIMENE INCOIME .........ouiuiiiiiieiiieice ettt sttt s ettt [erseciesicienaes 10,892,096 |.....cccoovevenene 9,126,587
17.  Amounts withheld or retained by reporting entity as agent or trustee ...........ccccceeveerivireeeceenne ..134,644,251 |..
18.  Amounts held for agents' account, including $ .......ccccevevne 2,894,332 agents' credit balances ............c.ccoceveveveceeiecieieeiens e 2,894,442 |.
19.  Remittances and itemMS NOt AlIOCALEA ...........ccoviririeieieieieiieie ettt sese e s s s e s s esesese e ssens [eseeeaeneneneans 49,162,008
20. Net adjustment in assets and liabilities due to foreign eXChange rates ............cociiiiiiiiiiiii s [ 0
21. Liability for benefits for employees and agents if not included above .... 0.
22. Borrowed money $ ......ccoiiiiiiiiiiiiins 0 andinterestthereon $  .ocooovvvvvicecieeeenn 00 0.
23. Dividends to stockholders declared and UNPAIA ...........ccooiiiiiiiiiieiie ettt ettt e neebesaeesseesaeesneesbeens [eeisesae st se e 0
24. Miscellaneous liabilities:
24.01 ASSEE VAIUALION FESEIVE ........ececeeeeeeececeeeeee ettt e et ae s s s s aeae s s s s ssasseses s sasassesesanssssanassesssssassesssassssnssesssssasanaaeensnssassenanns 196,366,756
24.02 Reinsurance in unauthorized and certified ($ .......ccooeeveeirecinennnns 0 ) COMPANIES ... ee e eneeeae s |ree e 0
24.03 Funds held under reinsurance treaties with unauthorized and certified ($  ............ 2,257,353,927 ) reinsurers ......... |occceenee. 5,664,343,013 |............ 5,550,220,692
24.04 Payable to parent, subsidiaries and affiliates ................ccccieieieiiiiicieictiieee ettt 352,912,442 |.. ..265,756,240
24.05 Drafts outstanding ...........ccceeveeienieeieiieeeeee
24.06 Liability for amounts held under UniNSUred PIANS .........cc.eiiuiiiiiiiiie ettt ettt b e b seeesaeeseeas
24.07 FUNAS eld UNAET COINSUIANCE ........eiiueiiuieiieeitieiteeate et ettt et sie e s aeesheeebeesbe e beebeea bt ea bt eae e eaeesheeebeeabe e beenbeenbeenbeanneeneesneesneas
24.08 Derivatives .........cccceeceeneennn
24.09 Payable for securities ...........
24.10 Payable for securities 1ending .........ccccccoeiieniienieiieeeeeeeee
24.11 Capital notes $ .....ccecevvvenene and interest thereon $
25. Aggregate write-ins for liabilities ............ccoceeiieinreeeccceeeene 1,006,110,710 1,030,538,373
26. Total liabilities excluding Separate Accounts buSINESS (LINES 110 25) .........cvcveueueuieiiieieicieieteeeeeeee et 11,224,708 ,571 10,808,872,895
27.  From Separate ACCOUNES SAEMENT .........c.ccuiuiiieiiiiiietetctieeeee ettt et et s ettt s e e s s s et e sebesesess s es st asesesesesssssssssssesesessssansana oeseseanas 12,295,955,150 |.......... 13,085,072,175
28. Total liabilities (Lines 26 and 27) ... 23,520,663, 721 23,893,945,070
29, COMMON CAPILAI SLOCK .......cvvivieieieiiiicietetet ettt ettt ettt ettt s et se et st et eses e s s st et esesesesessasesssesesesesesesnssssssesasesesesssnssssasssas|oesesessasinnans 10,000,000 |....cccveev.e 10,000,000
30, Preferred CaAPItAl STOCK .........cceveveieececeeteieeeeeee et teteeeesseeaeteteseesesetetesesesssssesesesesssssaesesesessnsseetesesesnsssetesesessssnaesesesesnsssnsesesennneen 0| .0
31. Aggregate write-ins for other than special SUIPIUS FUNAS .......cc.iiiiiiiiii ettt [ereeeae e [0 0
32, SUIPIUS NOES ..o ..308, 176,355 |.. ..308, 157,502
33.  Gross paid in and CONHDUIEA SUIPIUS ............c.ceuiuiuieiiiiiieieteteteseee ettt tesess s st eae s s ese s s esssesesesesesesnsss st sesesesessssasesssasasesesa|esesenennnes 1,198,735,859 |............ 1,073,735,859
34. Aggregate write-ins for SPECIal SUMPIUS TUNDS ..........ccoviiieieieececececeee ettt ettt seseseseas s s s sesesens [eoeneneneneenennans 5,207,172 |oeeene 4,966,864
35, UNASSIGNEA fUNAS (SUIPIUS) .......ouvevveeiceeeceeeiietet ettt et ea ettt et e s e s sttt esesessass s s st et et esessssassssssesesesesessasassssasans |eeesenenensnnes 624,478,501 |................ 628,841,702
36. Less treasury stock, at cost:
36.1 s 0 shares common (value included iNLINe 29 $  ...ooooovvcrvnncininenencd0 ) o oo [0 0
36.2 s 0 shares preferred (value included in Lin@ 30 $  «eovovvvveeeecnnnnncneeeeens 00 ) s oo [0 0
37. Surplus (Total Lines 31+32+33+34+35-36) (including $ ........ccccovverererrernnenne 2,136,597,887 2,015,701,927
38, Totals Of LINES 29, 30 NG 37 ....oiuiiuiiieiieieieis ettt s bbbttt 2,146,597,887 2,025,701,927
39. Totals of Lines 28 and 38 (Page 2, Line 28, Col. 3) 25,667,261,608 25,919,646,997
DETAILS OF WRITE-INS
2501, POLICY 10AN TTADT TTTY ottt bbbttt b ettt [eeeeeneaeaeeees 851,653,889 864,622,137
2502. Liability for cash collateral ......cccccooveeeenens ..129,140,223 |.. ..140,907,544
2503. Deferred liability for intercompany reinsurance ................... ... 18,956,939 |.. ... 18,956,939
2598. Summary of remaining write-ins for Line 25 from OVEIfIOW PAGE ............cuiueveieuiiiiiiiririeieieieeeee st e 6,359,659 |......ccvvnnnee 6,051,753
2599. Totals (Lines 2501 through 2503 plus 2598)(Line 25 above) 1,006, 110,710 1,030,538,373
£ 0 ) RO OO PR RO PPN
3102.
3103, e
3198. Summary of remaining write-ins for Line 31 from oVerflow PAge ............couiiiiiiiiiiiii e .0 . .
3199. Totals (Lines 3101 through 3103 plus 3198)(Line 31 above) 0 0
3401, Admitted diSalloned IMR ..ottt sttt ettt [eetet et neees 5,207,172 |cooveeiine 4,966,864
B0, ettt e et e e et e e aa e e e et e e ettt e eaaeeeneeeeaaeeeeaeeeeeeeeeaneeeeae et e aneeeaneeeeaneeenneeeaneeeeaneeenneeeaneeeaneeennneeenneeann [seneeenneeeaar e e e nneeeaneeennreeas [erreenneeeene e e e e snneenneeens
101 TR TSRO KR O PR O PR TR PR RSSO PR SRR OPPRUPRTRRORIN
3498. Summary of remaining write-ins for Line 34 from OVErflOW PAGE .........ciiiiiiiiiiieiiee ettt [ [0 0
3499. Totals (Lines 3401 through 3403 plus 3498)(Line 34 above) 5,207,172 4,966,864




STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SUMMARY OF OPERATIONS

2 3
Current Year Prior Year Prior Year Ended
To Date To Date December 31
1. Premiums and annuity considerations for life and accident and health contracts ............ccccccoeveveveerforneee.......911,507,006 |................894,361,549 |........... 1,110,003,915
2. Considerations for supplementary contracts with life contingencies.............ccooeeveniiniennnennecneeneee ol O 0 0
3. Netinvestment INCOME .......coovoriiiiiiicieieiirrr e . 451,028,964
4. Amortization of Interest Maintenance Reserve (IMR) ...........cccccooveveveveueueeeeeeeeeeieeeeeeeeseseseneseseeseea freseneseeeenenenenenenes 08,908 oo 99,168 [ 665,113
5. Separate Accounts net gain from operations excluding unrealized gains or l0SSes ...........ccoeeveeeveenfornvnii O O 0
6. Commissions and expense allowances on reiNSUrance CeAEd ............oovovrvevrieveuerereeeeeeeeieeseseseesns oo 96,333,467 |....coovnveee 58,900,869 |................ 467,100,412
7. Reserve adjustments on reiNSUrance CEAEA .............cocooveviviveveuiriieieeeieieeieseseees e sesesss s s e (906,660,568)|.............. (236,929,010)|.......... (2,196,266,059)
8. Miscellaneous Income:
8.1 Income from fees associated with investment management, administration and contract
guarantees from SeParate ACCOUNES..........c.c.cviviueueueueiieseseeeseiesie et se s ses s st sss s sesens [ereesnscacaeees 40,962,149 |....coovneeee 43,737,839 |..oocen.. 176,203,759
8.2 Charges and fees for depoSit-type CONMTACES ...........c.ceuiriiieieieieecececec et [ee et eeaes [0 [0 0
8.3 Aggregate write-ins for miscellaneous income .. 33,381,254 41,332,938 167,537,814
9. Totals (LiNes 110 8.3) .o 298,040,201 898,101,808 176,273,918
10.  Death DENETIS ... | T 8,823,525 |.cooei. 6,037,410
11.  Matured endowments (excluding guaranteed annual pure endowments) .
12, ANNUILY DENEFIES ...t b ettt et ab e ae e he e b e nbe b ens
13. Disability benefits and benefits under accident and health contracts ............cccccoveiiiiiiiiiiicine,
14. Coupons, guaranteed annual pure endowments and similar benefits
15.  Surrender benefits and withdrawals for life contracts ...................
16.  GrOUD CONVEISIONS ....eeiueiiuiieuieauteauteeuteateesteesaeesseesseeseeeseeaaeeaseeaseeaeeseenseanseenseaneeeneeaseeseeneenneanneenseaneennd
17. Interest and adjustments on contract or deposit-type contract funds ...........cccceeiiiiiiiiiiiiiiicnenes
18. Payments on supplementary contracts with life contingencies ..............
19. Increase in aggregate reserves for life and accident and health contracts ) 202,620,361 1,110,260,669 442,101,406
20.  Totals (LINES 10 10 1) ..ttt s et esese e e eens e e eee e 276,899,418 |........... 1,181,843,545 |............... 742,184,318
21. Commissions on premiums, annuity considerations, and deposit-type contract funds (direct
DUSINESS ONIY) ..ottt s bbb b s s e bbb s s snsss s s [eneseciceeeennas 38,791,258 |................ 116,874,962 |............... 293,998,319
22. Commissions and expense allowances on reiNSUrance aSSUME ..............c.cueueveereeeeereveueresesrnsssssssnas [oeeeeeeeneenenenes 6,929,533 |....covoiene 7,699,773 |. ... 30,516,437
23. General insurance expenses and fraternal EXPENSES ..........cccocvveveveveveueeeeeeieeeseseeeaeeeese e sesesessss e eeseseeeenes 36,297,973 |..covv 38,116,830 |..coveneenes 134,989,949
24. Insurance taxes, licenses and fees, excluding federal iNCOME taxes ..............ccceueueeereeveverereeeeeeeeeee e 2,129,434 ..o 4,575,090 ..o 14,078,148
25. Increase in loading on deferred and uncollected premiums ..............ccoveveveveeeecveieverereeceeeeeeseeeenes feeeeeeeerenenns (219,379) i (84,283) | (22,129)
26. Net transfers to or (from) Separate Accounts net of reinsurance (2,290,594 ,424)
27. Aggregate write-ins for deductions .... 426,538,687 153,259,547 1,191,056,056
28.  TOtAIS (LINES 20 10 27) ...ttt ettt e s s et s e e e s naen 247,686,845 971,910,541 116,206,674
29. Net gain from operations before dividends to policyholders and federal income taxes (Line 9 minus
LINE 28) ettt 50,353,356 |.....cccouunn (73,808,733)...cccvenenee 60,067,244
30. Dividends to policyholders and refunds to members 1,343,009 1,111,632 5,837,564
31. Net gain from operations after dividends to policyholders, refunds to members and before federal
income taxes (Line 29 MiINUS LiNE 30) .........ccceiueiiiriueriiiiiieeeieieieeseesese et sssse bbb sssnssse s [eessscsceeesnenas 49,010,347 |.cooveneeeee (74,920,365)|.....ccvneene 54,229,680
32. Federal and foreign income taxes incurred (excluding tax on capital gains) ...........cccccoeveveuevevevenennne. (1,875,201) (5,302,897) 244,832
33. Net gain from operations after dividends to policyholders, refunds to members and federal income
taxes and before realized capital gains or (losses) (Line 31 MiNUS LiNe 32) ......c.coveveueuerevriieeaeaens foreeeeecceeenes 50,885,548 |................ (69,617,468)|................. 53,984,848
34. Net realized capital gains (losses) (excluding gains (losses) transferred to the IMR) less capital
gainstaxof $§ ..o 2,010,089 (excluding taxes of $  ..ceeerererercuene (62,427)
tranSTErred 10 the IMR) ..........oviecueieieeeeeeceete e ee ettt es ettt ee et t e es e sss et st enensssetesesesensssesesesannanen (4,979,553) (3,454,139) 34,359,734
35.  Netincome (LiNe 33 PIUS LINE 34) .....c.cucuiuiiiiieiieieteeeeee ettt 45,905,995 (73,071,607) 88,344 582
CAPITAL AND SURPLUS ACCOUNT
36. Capital and surplus, DeCember 31, PriOT YT ...........c.cocueueueeeeeeceeeeeeeeeeeeeeeeeseseeesesaeseeesesessaesesesenenans 2,025,701,934 1,952,847,955 1,952,847,955
37 NEtINCOME (LINE 35) ....eeiieieiiiiieeee ettt ee e s st eeesesenen e eeeseseseaefereeeeneneneeaes 45,905,995 |....ccccoeeeee (73,071,607)].....ccvnveeee. 88,344,582
38. Change in net unrealized capital gains (losses) less capital gains tax of $ 107,561 [ 112,822 ..(21,170,379)].. ..184,441,830
39. Change in net unrealized foreign exchange capital gain (I0SS) ..........ccceeerieiereveieeeeeeeeeie e e 324773 | 0. ....(397,105)
40. Change in net deferred INCOME TAX .........c.cveveueuiuieieiieieietetete ettt se et es e as st eeenenens 4,141,974 ... 17,056,000 |.....cccovnveeee 6,519,200
41.  Change in nonadmitted @SSEtS ...........cceeriririrereeeeeeeee e (8,341,877)|.. ..(28,066,735)]|.. ..(44,774,613)
42. Change in liability for reinsurance in unauthorized and certified companies ............ccceeoerieneenenncens e [0 [0 0
43. Change in reserve on account of change in valuation basis, (increase) or decrease ............cccoeeeveescfeeiiiiiiiiiiiiiiis [0 [0 0
44, Change in asset Valuation MESEIVE .........c..coiiiiiiiiaieeie ettt sa e e e e enee e
45.  Change in treasury StOCK ...........coceeiieriieiiniiinie e
46. Surplus (contributed to) withdrawn from Separate Accounts during period ..
47. Other changes in surplus in Separate Accounts Statement .............cooooieiiiiiieieeeeeeeee
48.  Change iN SUMPIUS NOTES .....ccuuiiiiiiiiiieii ettt ettt se e b e e e e st e e st e s seenseeae e s e eneeeneeeneens
49. Cumulative effect of changes in accounting PrinCIpIES ..........ccooiiiiriiiiiiii e
50. Capital changes:
50.1 Paid iN oo
50.2 Transferred from surplus (Stock Dividend) ..
50.3 Transferred t0 SUMPIUS ..........oiiiiiiiee ettt et b e et e et e et e saeesaeenneeneennens
51.  Surplus adjustment:
L3 R == T o SO S T STSTTRPRRTIT I
51.2 Transferred to capital (Stock Dividend)
51.3 Transferred from capital ...........cccccevoeereenene
51.4 Change in surplus as a result of reinsurance
52.  Dividends t0 SIOCKNOIAETS ...........c.cueviuieiiiieiieteteseeeeee ettt tetesee ettt et ssss s s s st sesessss s esessseseseseseafe e e et eeeees e (0 TR | I S (195,000,000)
53. Aggregate write-ins for gains and losses in surplus (40,653,346) (16,662,147) (18,450,678)
54. Net change in capital and surplus for the year (Lines 37 through 53) ..........cccceeveeeeeieiiiivcreeieeeeeeeens 120,895,953 6,465,010 72,853,978
55. Capital and surplus, as of statement date (Lines 36 + 54) 2,146,597 ,887 1,959,312,965 2,025,701,934
DETAILS OF WRITE-INS
08.3071. POLICY ChAIGES .uuiuiieiieiciee ettt s e s e e e e s e e s s e e s eeeses e eseseseees s s ansesesesanfoesenannananenen 44,651,880 |....cccooeenve 48,214,908 |.....ocnveeee. 191,580,347
08.302. Modco MiSCelTanEOUS INCOME ......coivieeieeeeeeeee ettt ettt ee et e e s te e stennseennsaeesseeteeseteenaeoneeeaeeeeananens 17,260,103 |.coooveeeee. 23,861,471 oo 95,993,352
08.303. FEE INCOME .....eeeieiteeeerieieeectete sttt es ettt s esseee e e seesee e s ee s e e see et e s esee e s e b ebesessens et et esss s nsesesesnses [onsensnnnnnaneen 10,822,474 ... 11,424,092 ..o 45,025,788
08.398. Summary of remaining write-ins for Line 8.3 from oVerflow PAgE ..........cccocvoveveueucveuieiieeeeeee e (39,353,203)...c.cvveeneee (42,167,528)......coc.. (165,061,673)
08.399. Totals (Lines 08.301 through 08.303 plus 08.398) (Line 8.3 above) 33,381,254 41,332,938 167,537,814
2701. VA base reinsurance transfer to/from SA Modco .... 510,776,472 |.. ..509,882,308 |.. ..2,182,736,453
2702. Funds withheld miscellaneous expense ............... ... 71,543,815 |.. ... 42,963,470 |. ..307,870,921
2703. MiSCEITANEOUS EXPENSE .....vvvieeieieieieieeee ettt s s s s s esessassnnenene ot 173,313 | 1,451,122 |.. ....37,913,633
2798. Summary of remaining write-ins for Line 27 from overflow Page ............ccceeeeveveievevevevceeeeeeeeeee e (155,954,913)|.............. (401,037,353)|........... (1,337,464 ,951)
2799. Totals (Lines 2701 through 2703 plus 2798)(Line 27 above) 426,538,687 153,259,547 1,191,056,056
5301. Benefit plan adjustment ..........ccooviiieiiioieecee ettt 57,467 | 70,067 .o 4,032,533
5302. Prior period adjustment ..ottt |e et 0 e 0. ... (1,747 ,464)
5303. Deferred coinsurance gain ..(40,710,813)]|.. ..(16,732,214)|.. ..(20,735,747)
5398. Summary of remaining write-ins for Line 53 from oVerflow PAgE .............ccceeeeeveieieiereeeeieeeeeeeeieeesesd|eeeee e [0 [0 0
5399. Totals (Lines 5301 through 5303 plus 5398)(Line 53 above) (40,653,346) (16,662,147) (18,450,678)




STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

CASH FLOW

Curre;t Year PriorzYear Prior Ye::lr Ended
To Date To Date December 31
Cash from Operations
1. Premiums collected net Of FEINSUMANGCE ........c...cuiieiiieiieiieieee ettt [eressinessneas 399,986,956 |............ 1,149,612,342 |............ 2,727,139,903
2. NetiNVESIMENT INCOME .....c.uvuiiiiiiiiir et [ers e 114,576,759 |.....cocevneee 82,321,925 | 434,107,264
3. MISCEIIANEOUS INCOME ......vrerereeaceceeeeeeseeseeseesee e se et et ssess sttt 28,574,749 30,899,366 59,067,806
4. TOtal (LINES 110 B) ..ottt 543,138,464 1,262,833,633 3,220,314,973
5. Benefit and 10SS related PAYMENTS ............c.ceuiviiiiiiieicieteeceeeee ettt besessnnns [oeresesesennas 731,699,376 |.....cocoe..... 676,439,710 |............ 3,082,464 ,818
6. Net transfers to Separate Accounts, Segregated Accounts and Protected Cell ACCounts ................. [oeeeeveecne (559,027,705)|.............. (557,785,084)|.......... (2,398,969,816)
7. Commissions, expenses paid and aggregate write-ins for deductions ...............c.c.ceueueueerieieievevenens eeeeererenenens 85,545,473 |.oooeenn 174,089,341 |......c....... 520,444,906
8. Dividends paid t0 POICYNOIAETS .............cviveveuieieieieeicee ettt et st esesnan s [eseseneeenenees 11,104,699 |......ccceee. 13,916,662 |................. 52,752,995
9. Federal and foreign income taxes paid (recovered) netof $ .....................c...... 0 taxon capital
GAINS (IOSSES) ...ttt b bbb (19,856,843) (733,540) (20,384,654)
10.  Total (LINeS 5 throUgh 9) ......c.cooiiiiiiciiieicicicis e 249,465,000 305,927,089 1,236,308,249
11.  Net cash from operations (Line 4 MinUS LiN€ 10) .........c.cocvoviviueuereriieeieieieetereeeeee e 293,673,464 956,906,544 1,984,006,724
Cash from Investments
12.  Proceeds from investments sold, matured or repaid:
12,1 BONGS ..ottt 485,102,509 . 159,549,946 |.. 1,923,439,247
12,2 STOCKS ..ottt ettt |oetrne e 0[. ...98,500,000 |.. ...98,500,000
12.3 Mortgage loans ... 28,758,273 ...25,345,143 |.. ..146,716,017
12,4 REEI ESAE ......eeceeceeiei ettt s e e es st a e s e e s e s e e e e senses et st e nsntenesenanans | oeteteten st (U (U 0
12.5 Other iNVESIEA @SSELS ......cuvuiuieiiiiiecicice ettt ennees|oeseninsnnenanes 24,432,676 |................... 2,441,345 | 74,852,255
12.6 Net gains or (losses) on cash, cash equivalents and short-term investments ............ccccooceiies oo, (O T [0 0
12.7 MiSCEIIANEOUS PrOCEEAS ..........cecvcveieeeececte e eeecae et eeeeesae e tesenenssae s s en s sae st esensnsnsesesesenansesenas 99,543,290 15,530,475 70,340,408
12.8 Total investment proceeds (LINES 12.1 10 12.7) .....cocvovevevevevceieieeeeeiee et [oeveveseennas 637,836,748 |................ 301,366,909 |............ 2,313,847,927
13. Cost of investments acquired (long-term only):
1301 BONGS .ottt [ereesine s 401,928,463 |................ 813,550,892 |............ 3,383,814,400
13.2 SEOCKS ...ttt ennas [enennanaeaenenes 1,000,000 [...cooeveeirieinee 500,000 |.......ccennne 96,424,800
13.3 MOMGAGE I0BNS ...ttt [oneeeennnanaeaas 224,704,947 |...oocoeene. 38,900,000 |...ocvueneenn 606,878,826
13,4 REAI ESIALE ...ttt o (U 255,650 |....covoerinnne 1,330,581
13.5 Other iNVESIEA @SSELS ......cuvuuieiieiiiecirei ettt nseensees|oesininennenenes 39,082,146 |.....ccvveenee. 10,510,078 |..coovvveneene 237,666,308
13.6 Miscellaneous @pPliCALIONS .............ccuevevevceceeteieeeececee e e ettt ee ettt sensea et s s enssae st eneneees 65,247,414 56,493,315 161,400,362
13.7 Total investments acquired (LINES 13.110 13.6) .....ocveveveveueeieieiieieieeeece e 731,962,970 920,209,935 4 487,515,277
14. Netincrease/(decrease) in contract loans and Premium NOES .............c.cvcvevevevreeeeeeieiererereeeeee e (12,974 ,627) (1,373,075) 10,046,211
15.  Net cash from investments (Line 12.8 minus Line 13.7 and Line 14) ..........cccccveveveveueceeeeieieeeeeans (81,151,595) (617,469,951) (2,183,713,561)
Cash from Financing and Miscellaneous Sources
16. Cash provided (applied):
16.1 SUrPIUS NOLES, CAPItAI NOES ..........vveeececeieeiee ettt ettt sannnens | |eeseseseeten e se s saeneneees (O T [V 0
16.2 Capital and paid in surplus, 1€SS treasury STOCK .............c.cceueuiieiieieeeieeeeceeeeeee e |eeseeeeeneens 125,000,000 |............... 125,000,000 |.............. 125,000,000
16.3 BOITOWED fUNGS ...ttt ensien | |oetines s (U (U 0
16.4 Net deposits on deposit-type contracts and other insurance liabilities ...............ccccoeveveeceeeierens [oeeeeeeienencns (9,484,928)|................ (11,274,123) ... (44,491,029)
16.5 DiviIdends t0 SLOCKNOIAETS ...........cuuuiuiiiiiiciciee ettt ensees | [rnessene s (U (U 195,000,000
16.6 Other cash provided (APPHEA) ........ccueveveveeceieeeeeeeeeeeee et eeee ettt s s asaeaesenensananeesanas 83,991,831 (54,204,121) 148,353,049
17.  Net cash from financing and miscellaneous sources (Line 16.1 through Line 16.4 minus Line 16.5
PIUS LINE 1B.8) ...eveeveeivececcee ettt e st 199,506,903 59,521,756 33,862,020
RECONCILIATION OF CASH, CASH EQUIVALENTS AND SHORT-TERM INVESTMENTS
18. Net change in cash, cash equivalents and short-term investments (Line 11, plus Lines 15and 17) . |...c.c.ccceuee. 412,028,772 |.covennee. 398,958,350 |........c.... (165,844 ,817)
19. Cash, cash equivalents and short-term investments:
19.1 BEGINNING OF YEAI .......ovveieieiie ettt ettt s s st e s s esessnannens |oeresessenenens 569,932,890 |.......cc....... 735,777,707 | 735,777,707
19.2 End of period (Line 18 plus Line 19.1) 981,961,662 1,134,736,056 569,932,890
Note: Supplemental disclosures of cash flow information for non-cash transactions:
20.0001. Funds held under reinsurance agreement, Net ... eseeeeeeneee [ 95,917,762 |......ocveveee. 9,132,165 |..ccvenveee. (5,936,758)
20.0002. Other investment asset adjustments for transfers ... [ 61,028,850 |..oovovviieieieiiiiien [V (165,129,913)
20.0003. Modco reinsurance reserve adjustment ................. ... 15,892,761 |.. . ... 87,720,114
20.0004. Change in securities lending collateral ......ccoiieiiiiiniiiseeecesseeeeeesesessees. s 0 v, 62,709,349 [, 162,366,253
20.0005. Transfer of bonds for portion of extraordinary dividend/return of capital received from
SUDSTATAIY ©.vvieieiece ettt n s sttt sesnn s s senaesesesennanesssssssesesesennnsnsnsns [oererernsnessssnnsenernenenssQ Josveverernenensnsssrerereenens O oo, 57,649,738
20.0006. Deferred gain on reinsurance agreements .........ccoovvrieeeirinininiseeeeeeesesesesseseeeesnsessens [oerererenensssssssereienesenens 0 foeveeieveninnsssisieiennn 0l 52,930,000
20.0007. Transfer of mortgage loans for portion of extraordinary dividend/return of capital
received from subsidiary 13,832,175
20.0008. Payable for SECUMTTIES ittt snsnenensneesnsnsnsnsnenes foeereennnnsnsnssseererenens foeisiersininnnsnsnsssrenenens 0 foooiiiiiiii 6,750,000




STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

Note: Supplemental disclosures of cash flow information for non-cash transactions:

20.0009. Settlement of reinsurance payable

20.0010. Amortization of deferred gain on reinsurance agreements

20.0011. Transfer of bonds to/from other invested assets

(40,710,814)
(61,028,850)

..(16,732,214) |...

23,861,471

.(73,665,747)
93,648,000

5.1




STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

EXHIBIT 1

DIRECT PREMIUMS AND DEPOSIT-TYPE CONTRACTS

Currer11t Year Prior2Year Prior Yezr Ended
To Date To Date December 31
INGIVIAUAL T ... [ 155,384,615 |............... 189,345,799 |.....cveue 494,898,914
GROUP I vttt ettt ettt et e s et e s et e s et e s e s et e s s et e s et es s s ese s esesesensesensesessesesoeese ettt ettt 0 feeeeeeeeeeee 0 [ 0
INIVIAUAI @NNUITIES ...ttt o 350,626,811 |............ 1,088,774,936 |............ 2,469,842,495
GOUP @NNUILIES ......voveiveviieteeeteeetee st steee ettt et et e b e e e tess st esesteseesetessese s esessebessssessssessssesessesesasensssedsseseeesenteseneas 6,888,688 |................ 11,860,798 |................ 34,028,654
ACCIABNE & NBAIN ... e 1,814,497 | 1,983,037 |.ovveiin 7,874,191
FTBEEIMAL ...t 0 [ 0 [ 0
Oher lINES Of DUSINESS ........cuiiiiiiiiiiii ittt [e o 0 [ 0 [ 0
Subtotal (LINES 1 HIOUGN 7) ..o e 514,714,611 |........... 1,291,964,570 |............ 3,006,644 ,254
DEPOSIt-LYPE CONFACES ......vveiiiieiiieieieieie ettt ettt s s s ese e sessssesens |eeseeseneeeneaene 26,906,180 |............... 102,850,147 |................ 362,043,842
Total (Lines 8 and 9) 541,620,791 1,394,814,717 3,368,688,096




STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

NOTES TO FINANCIAL STATEMENTS

NOTE1 Summary of Significant Accounting Policies and Going Concern

A

Accounting Practices

The financial statements of AuguStar Life Insurance Company ("ALIC" or "the Company"), formerly The Ohio National Life Insurance Company, are presented on the
basis of accounting practices prescribed or permitted by the Ohio Insurance Department.

The Ohio Insurance Department recognizes only statutory accounting practices prescribed or permitted by the State of Ohio for determining and reporting the financial
condition and results of operations of an insurance company, for determining its solvency under the Ohio Insurance Law. The National Association of Insurance
Commissioners’ (“NAIC”) Accounting Practices and Procedures Manual, (NAIC SAP) has been adopted as a component of prescribed or permitted practices by the
State of Ohio.

Sunrise Captive Re, LLC ("SUNR"), a wholly owned subsidiary of ALIC, is an Ohio domiciled special purpose financial captive insurance company started operations
during the first quarter of 2019. Pursuant to Ohio Revised Code Chapter 3964 and the approval by the Ohio Insurance Department ("ODI"), SUNR has applied a
prescribed practice that increased the subsidiary's valuation by $15,360,597 and $11,494,306 for for March 31, 2025 and December 31 2024, respectively.

A reconciliation of the Company’s net income and capital and surplus between NAIC SAP and practices prescribed by the State of Ohio are shown below:

F/S F/S
SSAP # Page Line # 3/31/2025 12/31/2024

NET INCOME
(1) State basis (Page 4, Line 35, Columns 1 & 3) XXX XXX XXX $ 45 905,995 $ 88.344.582
(2) State Prescribed Practices that are an increase/

(decrease) from NAIC SAP:
(3) State Permitted Practices that are an increase/(decrease)

from NAIC SAP:
(4) NAIC SAP (1-2-3=4) XXX XXX XXX $ 45,905,995 $ 88,344,582
SURPLUS
(5) State basis (Page 3, Line 38, Columns 1 & 2) XXX XXX XXX $ 2,146,597,887 $ 2,025,701,927
(6) State Prescribed Practices that are an increase/(decrease) from NAIC SAP:

Subsidiary Valuation - Sunrise Re Captive, LLC 97 2 8 $ 15.360 597 $ 11.494 306
(7) State Permitted Practices that are an increase/(decrease) from NAIC SAP:
(8) NAIC SAP (5-6-7=8) XXX XXX XXX $ 2,131,237,290 $ 2,014,207,621

Accounting Policy

Life premiums are recognized as income over the premium-paying period of the related policies. Annuity considerations are recognized as revenue when received.
Health premiums are earned ratably over the terms of the related insurance and reinsurance contracts or policies. Expenses incurred in connection with acquiring new
insurance business, including acquisition cost such as sales commissions, are charged to operations as incurred.

The amount of dividends to be paid to participating policyholders is determined annually by the Company’s Board of Directors. The aggregate amount of participating
policyholders’ dividends is related to actual interest, mortality, morbidity, and expense experience for the year and judgment as to the appropriate level of statutory
surplus to be retained by the Company.

(2) Basis for Bonds and Amortization Schedule

Bonds not backed by other loans are stated at amortized cost using the modified scientific method.

(6) Basis for Loan-Backed Securities and Adjustment Methodology

Loan-backed securities are stated at amortized cost. The retrospective adjustment methodology is used for asset-backed, CMO, and Morgage-backed securities.

Going Concern
After evaluating the entity’s ability to continue as a going concern, management was not aware of any conditions or events which raised substantial doubts concerning
the entity’s ability to continue as a going concern as of the date of the filing of this statement.

NOTE 2 Accounting Changes and Corrections of Errors

See Note 21C for a discussion of the Principles-Based Bond Definition adoption.

The Company’s December 31, 2024 financial statements reflect a prior period adjustment relating to the recording of expenses identified during the implementation of a new
reconciliation software. The events contributing to the understatement of expenses impact surplus as follows:

General insurance expenses (P4,L23,C2) ($2,211,980)
Federal and foreign income taxes incurred (excluding taxes on capital gains (P4,L32,C2) 464,516
Decrease in surplus (P4,L53,C2) _($1.747.464)

NOTE 3 Business Combinations and Goodwill - No significant changes

NOTE 4 Discontinued Operations - No significant changes
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NOTES TO FINANCIAL STATEMENTS

NOTE 5
D.

Investments
Asset-Backed Securities

(1) Description of Sources Used to Determine Prepayment Assumptions

Prepayment assumptions for mortgage-backed/loan-backed and structured securities were obtained from broker dealer survey values or internal estimates.

(2) Securities with Recognized Other-Than-Temporary Impairment - NONE

(3) Recognized OTTI Securities:

1 2 3 4 5 6 7
Book/Adjusted Date of
Carrying Value Recognized Amortized Cost Financial
Amortized Cost Present Value of Other-Than- After Other-Than- Statement
Before Current Projected Cash Temporary Temporary Fair Value at Where
CUSIP Period OTTI Flows Impairment Impairment time of OTTI Reported
12669G-C8-2 $ 249658 | $ 189,816 | $ 59842 | $ 189,816 | $ 207,539 03/31/2025
Total XXX XXX $ 59,842 XXX XXX XXX

(4) All impaired securities (fair value is less than cost or amortized cost) for which an other-than-temporary impairment has not been recognized in earnings as a
realized loss (including securities with a recognized other-than-temporary impairment for non-interest related declines when a non-recognized interest related
impairment remains):

a) The aggregate amount of unrealized losses:

1. Less than 12 Months $ 1,574,050
2. 12 Months or Longer $ 29,271,960
b)The aggregate related fair value of securities with unrealized losses:
1. Less than 12 Months $ 67,203,194
2. 12 Months or Longer $ 452,456,788
(5) Information Investor Considered in Reaching Conclusion that Impairments are Not Other-Than-Temporary

Cash flow modeling was performed on all of these securities using current and expected market based assumptions which showed that the investor will
receive cash flow the percent of value of which is equal to the adjusted statement value. Therefore, any impairment is considered not other-than-temporary.

E. Dollar Repurchase Agreements and/or Securities Lending Transactions

(3) Collateral Received

b. The fair value of that collateral and of the portion of that collateral that it has sold or
repledged

F.  Repurchase Agreements Transactions Accounted for as Secured Borrowing - NONE

G. Reverse Repurchase Agreements Transactions Accounted for as Secured Borrowing - NONE

H. Repurchase Agreements Transactions Accounted for as a Sale - NONE

l. Reverse Repurchase Agreements Transactions Accounted for as a Sale - NONE

M.  Working Capital Finance Investments - NONE
N.  Offsetting and Netting of Assets and Liabilities - NONE

R.  Reporting Entity’s Share of Cash Pool by Asset Type - Not applicable

NOTE 6 Joint Ventures, Partnerships and Limited Liability Companies - No significant changes
NOTE 7 Investment Income - No significant changes
NOTE 8 Derivative Instruments

A.  Derivatives under SSAP No. 86—Derivatives
(8) Total Premium Costs for Contracts
There are no derivative premium payments due as of March 31, 2025.

B. Derivatives under SSAP No. 108—Derivative Hedging Variable Annuity Guarantees
(2) Recognition of gains/losses and deferred assets and liabilities
a. Scheduled Amortization - NONE
b. Total Deferred Balance - NONE

c. Reconciliation of Amortization - NONE

NOTE 9 Income Taxes - No significant changes
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NOTE 10 Information Concerning Parent, Subsidiaries, Affiliates and Other Related Parties

B.

Transactions

As part of the agreement with the Constellation Insurance Inc. ("CII"), on each of the first four anniversaries after the closing, Cll will pay or cause to be paid an
infusion of capital to ALIC on each of the first four anniversaries after the closing to the Company. As of March 31, 2025, the Company received a capital contribution of
$125,000,000 from Cll in satisfaction of the third installment.

Amounts Due From or To Related Parties - No significant changes

Material Management or Service and Cost-Sharing Arrangements

The Company is a party to an agreement with Constellation Insurance Holdings, Inc. ("CIHI") and most of its direct and indirect subsidiaries whereby ALIC shall
maintain a cash pooling agreement. It is ALIC's duty to maintain sufficient funds to meet the reasonable needs of each party on demand. ALIC must account for the
balances of each party daily. Such funds are deemed to be held in escrow by ALIC for the other parties (e.g. AuguStar Life Assurance Corporation). Settlement is
made daily for each party's needs from or to the concentration account. It is ALIC's duty to invest excess funds in an interest bearing account and/or short-term, highly
liquid investments. ALIC will credit interest monthly at the average interest earned for positive cash balances during the period or charge interest on any negative
balances. The parties agree to indemnify one another for any losses of any nature relating to a party's breach of its duties under the terms of the agreement. At March
31, 2025, ALIC held the following balances for the participating entities in Page 3 Line 24.04 payable to parent, subsidiaries and affiliates in the general account as of
the quarterly statement:

March 31, 2025

———

AuguStar Life Assurance Corporation $ 82,528,422
Constellation Insurance, Inc. 1,741,375
Sycamore Re, Ltd 237,056,657
Montgomery Re, Inc. (1,610,975)
Constellation Insurance Holdings, Inc. (718,330)
Kenwood Re, Inc. (3,991,229)
Sunrise Captive Re, LLC (963,232)
OnTech, LLC 18,448,587
Financial Way Realty, Inc. 204,179
ON Foreign Holdings LLC (4,193,449)
Camargo Re Captive, Inc. 3,576,966
Global Holdings, SMLLC 89
Total $ 332,079,060

NOTE 11 Debt

B.

FHLB (Federal Home Loan Bank) Agreements
(1) The Company is a member of the Federal Home Loan Bank (FHLB) of Cincinnati. Through its membership, and by purchasing FHLB stock, the Company
can enter into deposit contracts. The Company had outstanding deposit contracts of $750,000,000 as of March 31, 2025 and December 31, 2024. The table
below indicates the amount of FHLB of Cincinnati stock purchased, collateral pledged, and additional funding capacity available related to the agreement with
FHLB of Cincinnati.

(2) FHLB Capital Stock
a. Aggregate Totals

1 2 3
General Separate
Total 2+3 Account Accounts
1. Current Year
(a) Membership Stock - Class A $ - $ - $ -
(b) Membership Stock - Class B $ 19,715,588 $ 19,715,588 $ -
(c) Activity Stock $ 33,750,000 $ 33,750,000 $ -
(d) Excess Stock $ 12 $ 12 $ -
(e) Aggregate Total (a+b+c+d) $ 53,465,600 $ 53,465,600 $ -
(f) Actual or estimated Borrowing Capacity as Determined by the
Insurer $ 750,000,262 XXX XXX
2. Prior Year-end
(a) Membership Stock - Class A $ - $ - $ -
(b) Membership Stock - Class B $ 19,715,588 $ 19,715,588 $ -
(c) Activity Stock $ 33,750,000 $ 33,750,000 $ -
(d) Excess Stock $ 12 $ 12 $ -
(e) Aggregate Total (a+b+c+d) $ 53,465,600 $ 53,465,600 $ -
(f) Actual or estimated Borrowing Capacity as Determined by the
Insurer $ 750,000,262 XXX XXX
11B(2)a1(f) should be equal to or greater than 11B(4)a1(d)
11B(2)a2(f) should be equal to or greater than 11B(4)a2(d)
b. Membership Stock (Class A and B) Eligible and Not Eligible for Redemption
1 2 Eligible for Redemption
3 4 5 6
6 Months to
Current Year Total Not Eligible for Less Than 6 Less Than 1to Less Than 3
(2+3+4+5+6) Redemption Months 1 Year Years 3 to 5 Years
Membership Stock
1. Class A $ - $ - $ - $ - $ - $ -
2.Class B $ 19,715,588 $ 19,715,588 $ - $ - $ - $ -

11B(2)b1 Current Year Total (Column 1) should equal 11B(2)a1(a) Total (Column 1)
11B(2)b2 Current Year Total (Column 1) should equal 11B(2)a1(b) Total (Column 1)
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(3) Collateral Pledged to FHLB
a. Amount Pledged as of Reporting Date

1 2 3
Aggregate Total
Fair Value Carrying Value Borrowing
1. Current Year Total General and Separate Accounts Total Collateral
Pledged (Lines 2+3) $1,157,164,928 $ 1,220,306,628 $ 750,000,000
2. Current Year General Account Total Collateral Pledged $1,157,164,928 $1,220,306,628 $ 750,000,000
3. Current Year Separate Accounts Total Collateral Pledged $ - $ - $ -
4. Prior Year-end Total General and Separate Accounts Total Collateral
Pledged $1,049,454,004  $1,107,490,588  $ 750,000,000
11B(3)a1 (Columns 1, 2 and 3) should be equal to or less than 11B(3)b1 (Columns 1, 2 and 3 respectively)
11B(3)a2 (Columns 1, 2 and 3) should be equal to or less than 11B(3)b2 (Columns 1, 2 and 3 respectively)
11B(3)a3 (Columns 1, 2 and 3) should be equal to or less than 11B(3)b3 (Columns 1, 2 and 3 respectively)
11B(3)a4 (Columns 1, 2 and 3) should be equal to or less than 11B(3)b4 (Columns 1, 2 and 3 respectively)
b. Maximum Amount Pledged During Reporting Period
1 2 3
Amount
Borrowed
at Time of
Maximum
Fair Value Carrying Value Collateral
1. Current Year Total General and Separate Accounts Maximum
Collateral Pledged (Lines 2+3) $1,164,875,391 $1,228,618,428 $ 750,000,000
2. Current Year General Account Maximum Collateral Pledged $1,164,875,391 $1,228,618,428 $ 750,000,000
3. Current Year Separate Accounts Maximum Collateral Pledged $ - $ - $ -
4. Prior Year-end Total General and Separate Accounts Maximum
Collateral Pledged $1054773394  $1,117,306874  $ 750,000,000
(4) Borrowing from FHLB
a. Amount as of Reporting Date
1 2 3 4
Funding
Agreements
General Separate Reserves
Total 2+3 Account Accounts Established
1. Current Year
(a) Debt $ - $ - $ - XXX
(b) Funding Agreements $ 750,000,000 $ 750,000,000 $ - $ 750,000,000
(c) Other $ - $ - $ - XXX
(d) Aggregate Total (a+b+c) $ 750,000,000 $ 750,000,000 $ - $ 750,000,000
2. Prior Year end
(a) Debt $ - $ - $ - XXX
(b) Funding Agreements $ 750,000,000 $ 750,000,000 $ - $ 750,000,000
(c) Other $ - $ - $ - XXX
(d) Aggregate Total (a+b+c) $ 750,000,000 $ 750,000,000 $ - $ 750,000,000
b. Maximum Amount During Reporting Period (Current Year)
1 2 3
General Separate
Total 2+3 Account Accounts
1. Debt $ - $ - $ -
2. Funding Agreements $ 750,000,000 $ 750,000,000 $ -
3. Other $ - $ - $ -
4. Aggregate Total (1+2+3) $ 750,000,000 $ 750,000,000 $ -

11B(4)b4 (Columns 1, 2 and 3) should be equal to or greater than 11B(4)a1(d) (Columns 1, 2 and 3 respectively)

c. FHLB - Prepayment Obligations

Does the company have
prepayment obligations under
the following arrangements

(YES/NO)?
1. Debt No
2. Funding Agreements No
3. Other No
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NOTE 12 Retirement Plans, Deferred Compensation, Postemployment Benefits and Compensated Absences and Other Postretirement Benefit Plans

A

Defined Benefit Plan

(4) Components of net periodic benefit cost

a. Service cost
. Interest cost

. Expected return on plan assets

b
c
d. Transition asset or obligation
e. Gains and losses

f. Prior service cost or credit

g. Gain or loss recognized due to a

settlement or curtailment
h. Total net periodic benefit cost

Pension Postretirement Special or Contractual Benefits
Benefits Benefits Per SSAP No. 11
3/31/2025 12/31/2024 3/31/2025 12/31/2024 3/31/2025 12/31/2024
$ - $ - $ 4,133 $ 21,000 $ - $ _
$ 525,903 $ 2,321,000 $ 67,151 $ 280,000 $ - $ -
$ (1,009,558) $ (4,198,000) $ - $ - $ - $ -
$ - $ - $ - $ - $ - $ -
$ 773 $ 6,000 $ 56,695 $ 266,000 $ - $ -
$ - $ - $ - $ - $ - $ -
$ - $ 414,000 $ - $ - $ - $ -
$ (482,882) $ (1,457,000) $ 127,979 $ 567,000 $ - $ -

NOTE 13 Capital and Surplus, Dividend Restrictions and Quasi-Reorganizations - No significant changes

NOTE 14 Liabilities, Contingencies and Assessments

A.

NOTE 15

NOTE 16

Contingent Commitments

(2) Detail of other contingent commitments

The Company has unfunded commitments of bonds for $1,103,236,562 and mortgages of $21,458,160. The Company is an investor in limited partnerships,

a limited liability corporation,other BA assets. The Company has committed $299,000,000 and funded $208,330,640 to these investments.

Leases - No significant changes

Information about Financial Instruments With Off-Balance Sheet Risk and Financial Instruments with Concentrations of Credit Risk

No significant changes

NOTE 17 Sale, Transfer and Servicing of Financial Assets and Extinguishments of Liabilities

B.

(2) Servicing Assets and Servicing Liabilities - NONE

(4) Securitizations, Asset-Based Financing Arrangements and Similiar Transfers Accounted for as Sales - NONE

C.

Wash Sales - NONE

NOTE 18 Gain or Loss to the Reporting Entity from Uninsured Plans and the Uninsured Portion of Partially Insured Plans - No significant changes

NOTE 19 Direct Premium Written/Produced by Managing General Agents/Third Party Administrators - NONE

NOTE 20
A

Fair Value Measurements

(1) Fair Value Measurements at Reporting Date

Description for each class Net Asset Value
of asset or liability (Level 1) (Level 2) (Level 3) (NAV) Total
a. Assets at fair value
Cash & Cash equivalents $ 653,026,238 | $ -1 - 13 328,935,422 | $ 981,961,660
Preferred stock $ -1 6,447,800 | $ -1 -1 6,447,800
Bonds Industrial and Misc $ - |8 74,501 |$ - |8 - |8 74,501
Common Stock Industrial and Misc $ - 13 53,512,565 | $ 280,000 |$ - 19 53,792,565
Equity put options $ -1 31,784,359 | $ -1 -1 31,784,359
Equity call Options $ -1 93,299,340 | $ -1 -1 93,299,340
Futures contracts $ 2,783,353 | $ -1 - |$ -1 2,783,353
Other invested assets Limited
Partnerships $ - |8 -8 241,181,044 | $ -8 241,181,044
Other invested assets Capital Notes $ -1 2,494,025 | $ -1 -1 2,494,025
Separate account assets $ 12,205955.150 | $ - 19 - 19 - 19 12,295.955,150
Total at fair value/NAV $ 12951764741 |$ 187.612590 | $ 241.461.044 | $ 328935422 1% 13.709.773.797
Description for each class Net Asset Value
of asset or liability (Level 1) (Level 2) (Level 3) (NAV) Total
b. Liabilities at fair value
Total liabilities at fair value 3 - 193 (189,492) | $ - 193 -19 (189,492)
(2) Fair Value Measurements in (Level 3) of the Fair Value hierarchy
Total gains and | Total gains and
Ending Balance as| Transfers Transfers (losses) (losses) Ending Balance
of Prior Quarter into out of included in included in for Current
Description End Level 3 Level 3 Net Income Surplus Purchases Issuances Sales Settlements Quarter End
a. Assets
Common Stock
Industrial and Misc $ 280,000 | $ $ $ $ $ $ $ $ $ 280,000
Other Invested Assets | $ 218059372 1 $ $ $ $ 1598075 | $ 38782146 | $ $(17.258.549)] $ $ 241,181,044
Total Assets $ 218339372 1 $ $ $ $ 1508075 | $ 38782146 | $ $(17.258549)| $ $ 241,461,044 |
Total gains and | Total gains and
Ending Balance as| Transfers Transfers (losses) (losses) Ending Balance
of Prior Quarter into out of included in included in for Current
Description End Level 3 Level 3 Net Income Surplus Purchases Issuances Sales Settlements Quarter End
b. Liabilities
Total Liabilities $ - 13 $ - 13 - 13 - 13 - 13 - 13 - 13 - 13 -
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(3) Policies when Transfers Between Levels are Recognized
Transfers between level 2 and 3 are recognized at the beginning of the period.

4

=

Description of Valuation Techniques and Inputs Used in Fair Value Measurement

Included in various investment related line items in the statutory financial statements are certain financial instruments carried at fair value. Other financial
instruments are periodically measured at fair value, such as when impaired, or for certain bonds and preferred stock when carried at the lower of cost or
market.

Fair value is defined as the price that would be received to sell an asset or paid to transfer a liability (exit price) in an orderly transaction between market
participants at the measurement date. In determining fair value, the Company uses various methods including market, income and cost approaches. The
market approach utilizes prices and other relevant information generated by market transactions involving identical or comparable assets and liabilities. The
income approach uses discounted cash flows to determine fair value. When applying either approach, the Company maximizes the use of observable inputs
and minimizes the use of unobservable inputs. Observable inputs reflect the assumptions market participants would use in valuing a financial instrument
based on market data obtained from sources independent of the Company. Unobservable inputs reflect the Company’s estimates about the assumptions
market participants would use in valuing financial assets and financial liabilities based on the best information available in circumstances.

The Company is required to categorize its assets and liabilities that are carried at estimated fair value on the statutory statements of admitted assets,
liabilities, and capital and surplus into a three level hierarchy based on the priority of the inputs to the valuation technique in accordance with SSAP No.
100R, Fair Value Measurements. The fair value hierarchy gives the highest priority to quoted prices in active markets for identical assets or liabilities (Level 1)
and the lowest priority to unobservable inputs (Level 3). If the inputs used to measure estimated fair value fall within different levels of the hierarchy, the
category level is based on the lowest priority level input that is significant to the fair value measurement. The levels of the fair value hierarchy are as follows:

- Level 1 — Fair value is based on unadjusted quoted prices for identical assets and liabilities in an active market at the measurement date. The types of
assets and liabilities utilizing Level 1 valuations generally include cash and short-term investments, separate account assets and exchange traded
derivatives.

- Level 2 — Fair value is based on significant inputs, other than quoted prices included in Level 1 that are observable in active markets or that are derived
principally from or corroborated by observable market data through correlation or other means for identical or similar assets and liabilities. The types of
assets and liabilities utilizing Level 2 valuations generally include U.S. government agency securities, municipal bonds, foreign government debt, certain
corporate debt, asset-backed, mortgage-backed, unaffiliated surplus notes, capital notes, and private placement securities, derivatives, common stocks,
securities lending reinvested collateral and cash equivalent securities.

- Level 3 — Fair value is based on unobservable inputs for the asset or liability for which there is little or no market activity at the measurement date.
Unobservable inputs used in the valuation reflect management’s best estimate about the assumptions market participants would use to price the asset or
liability. The types of assets and liabilities utilizing Level 3 valuations generally include certain corporate debt, asset-backed or mortgage-backed securities,
common stocks, other invested assets and derivative securities.

(5) Fair Value Disclosures

See schedule of Fair Value Measurements for derivative assets and liabilities on a gross basis.

=

Fair Value Reporting under SSAP No. 100R and Other Accounting Pronouncements

Derivatives - The Company enters into long term investments comprised of currency and equity futures, equity index put options, equity index call options and interest
rate swaptions to economically hedge liabilities embedded in certain variable annuity and fixed indexed annuity products. The currency and equity futures are
exchange traded derivatives and the fair value is based on an active market quotation. The Company has classified the fair values of the exchange traded derivatives
as Level 1. The equity index put options, equity index call options, and interest rate swaptions are valued using pricing models with inputs that are observable in the
market or can be derived principally from or corroborated by observable market data. These derivative assets are classified as Level 2 assets.

Fair Value Level

Aggregate Net Asset Value Not Practicable
Type of Financial Instrument Fair Value Admitted Assets (Level 1) (Level 2) (Level 3) (NAV) (Carrying Value)
Bonds $ 6.766,376.815 | $ 7.569.330,569 | $ 419.443648 | $ 4658642216 | $ 1.688.290951 | $ =13 -
Cash & cash equivalents $ 981.961.660 | $ 981.961.660 | $ 653,026,238 | $ - 13 - 13 328935422 | $ -
Common stock non-affilate $ 53,792.565 | $ 53.792.565 | $ - 198 53,512,565 | $ 280,000 | $ - 13 -
Preferred stock $ 15,952,800 | $ 16.447.800 | $ =13 6.447.800 | $ 9.505.000 | $ =13 -
Mortgage Loan $ 1,753.626.164 | $ 1.864.971.990 | $ =13 =13 1,753.626.164 | $ =13 -
Other Invested Assets - Surplus
Notes $ 81241533 | $ 107.756.546 | $ =13 81241533 | $ =13 =13 -
Other Invested Assets - Capital
Notes $ 53.080.748 | $ 53.848.875 | $ =13 53.080.748 | $ =13 - 18 -
Other Invested Assets - Limited
| partnerships $ 241,181,044 | $ 241,181,044 | $ =13 =13 241,181,044 | $ =13 -
Derivatives- equity put options $ 31784359 | $ 31784359 | $ =13 31784359 | $ =13 -1 -
Derivatives- call options $ 93.299.340 | $ 93.299.340 | $ =13 93.299.340 | $ =13 =13 -
Derivatives- total equity return
swaps $ 2035597 | $ -1 - 13 2035597 | $ -1 - 13 -
Derivatives- futures contracts $ 2783353 | $ 2783353 | $ 2783353 | $ - 13 - 13 - 13 -
Derivatives- bond forwards $ (31.534.379)| $ - 193 (31.534.379)| $ - 18 - 19 - 19 -
Derivatives- credit default swaps | 22,149.810 | § 23470284 | $ - 18 22,149.810 | § - 18 - 18 -
Derivatives- fx forward $ (189.492) | $ (189.493) | $ =13 (189.492) | $ - 18 - 193 -
Separate account assets $ 12295955150 12,295.955.150 12,295955.150 | $ =13 =13 =13 -
Separate account liabilities $ (12.295955150) | $ (12.295955.150) | $§ (12.295.955.150) | § 13 -13 -13 -

Not Practicable to Estimate Fair Value - NONE

NAV Practical Expedient Investments - NONE
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NOTE 21 Other ltems

C.

Other Disclosures

In March of 2024, the NAIC adopted a new definition of a bond (i.e., investments that are eligible for reporting on Schedule D) in its principles-based bond definition
project and introduced a new framwork under Statutory Accounting Principles. The new bond definition is narrower than the previous guidance and is intended to
capture the economic substance of the securities in a portfolio. A bond is defined as a security that represents a creditor relationship whereby there is a fixed schedule
for one or more future payments, and which qualifies as either an issuer creditor obligation or asset-backed security. The new NAIC guidance was effective January 1,
2025.

(1) Aggregate Book Adjusted Carrying Value for all securities reclassified off Schedule D Part 1
The Company reclassified $53,848,875 in capital notes from Schedule D Part 1 to Schedule BA.

(2) Aggregate Book Adjusted Carrying Value after transition for all securities reclassified off Schedule D Part 1 that resulted with a change in measurement basis
The Company has $2,494,025 of capital notes with a NAIC rating of 3 which requires a measurement basis of lower of amortized cost or fair value.

(3) Aggregate surplus impact for securities reclassified off Schedule D Part 1
The Company has a $5,975 reduction in book adjusted carrying value of certain NAIC 3 capital notes being lower than amortized cost.

The Company did not elect to account for residuals using the practical expedient and instead will account for residuals using the Allowable Earned Yield method.
Residuals are initially reported at cost, or allocated cost. Subsequent to the inital acquisition, residuals are reported at either the lower of amortized cost or fair value
under the Allowable Earned Yield method. The Allowable Earned Yield is established at acquisition as the discount rate that equates the initial best estimate of the
residual's cash flows to its acquisition cost. Interest income is recorded under the effective yield method using the Allowable Earned Yield, capped by the amount of
cash distributiuons received. Residuals are assessed for other-than-temporary impairment (OTTI) on an ongoing basis, with required assessment any time that fair
value is less than the reported value.

Reporting Net Negative (Disallowed) Interest Maintenance Reserve (IMR)
The Company admitted net negative (disallowed) Interest Maintanence Reserve ("IMR") as of March 31, 2025.

The Company attests that:
i. Fixed income investments generating IMR losses comply with the reporting entity’'s documented investment or liability management policies.
ii. IMR losses for fixed income related derivatives are all in accordance with prudent and documented risk management procedures, in accordance with a
reporting entity’s derivative use plans and reflect symmetry with historical treatment in which unrealized derivative gains were reversed to IMR and amortized

in lieu of being recognized as realized gains upon derivative termination.

iii. Any deviation to 13.c.i was either because of a temporary and transitory timing issue or related to a specific event, such as a reinsurance transaction, that
mechanically made the cause of IMR losses not reflective of reinvestment activities.

iv. Asset sales that were generating admitted negative IMR were not compelled by liquidity pressures (e.g., to fund significant cash outflows including, but not
limited to excess withdrawals and collateral calls).

(1) Net negative (disallowed) IMR

Insulated Non-Insulated
Total General Account Separate Account  Separate Account
$ 5,207,172 $ 5,207,172 $ - $ -
(2) Net negative (disallowed) IMR admitted
Insulated Non-Insulated
Total General Account Separate Account  Separate Account
$ 5,207,172 $ 5,207,172 $ - $ -
(3) Calculated adjusted capital and surplus
Total
a. Prior Period General Account Capital & Surplus $2,025,701,934
From Prior Period SAP Financials
b. Net Positive Goodwill (admitted) $ -
c. EDP Equipment & Operating System Software (admitted) $ 1,082,172
d. Net DTAs (admitted) $ 62,662,661
e. Net Negative (disallowed) IMR (admitted) $ 4,966,871
f. Adjusted Capital & Surplus (a-(b+c+d+e)) $ 1,956,990,230
(4) Percentage of adjusted capital and surplus
Total
Percentage of Total Net Negative (disallowed) IMR admitted in General Account or recognized in Separate
Account to adjusted capital and surplus 0.3%
(5) Allocated gains/losses to IMR from derivatives - NONE
NOTE 22 Events Subsequent - NONE
NOTE 23 Reinsurance - No significant changes
NOTE 24 Retrospectively Rated Contracts & Contracts Subject to Redetermination - NONE
E. Risk Sharing Provisions of the Affordable Care Act
(1) Did the reporting entity write accident and health insurance premium which is subject to the Affordable Care Act risk sharing
provisions (YES/NO)? Yes []1No [X]

(2) Impact of Risk Sharing Provisions of the Affordable Care Act on Admitted Assets, Liabilities and Revenue for the Current Year - Not applicable
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NOTE 25

Change in Incurred Losses and Loss Adjustment Expenses

A.  Change in Incurred Losses and Loss Adjustment Expenses
Reserves and Loss Adjustment Expenses as of December 31, 2024 were $7,751,539. As of March 31, 2025, $447,957 has been paid for incurred claims and claim
adjustment expenses attributable to insured events of prior years. Reserves and Loss Adjustment Expenses remaining for prior years are now $6,527,565. The
decrease is generally the result of the natural progression of a block of disability income claims and the increase or decrease in original estimates as additional
information becomes known regarding individual claims.

B. Information about Significant Changes in Methodologies and Assumptions - NONE

NOTE 26

NOTE 27

NOTE 28

NOTE 29

NOTE 30

NOTE 31

NOTE 32

NOTE 33

NOTE 34

NOTE 35

NOTE 36

Intercompany Pooling Arrangements - NONE

Structured Settlements - NONE

Health Care Receivables - NONE

Participating Policies - No significant changes

Premium Deficiency Reserves - NONE

Reserves for Life Contracts and Annuity Contracts - No significant changes

Analysis of Annuity Actuarial Reserves and Deposit Type Contract Liabilities by Withdrawal Characteristics - No significant changes
Analysis of Life Actuarial Reserves by Withdrawal Characteristics - No significant changes

Premium & Annuity Considerations Deferred and Uncollected - No significant changes

Separate Accounts - No significant changes

Loss/Claim Adjustment Expenses - No significant changes
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

GENERAL INTERROGATORIES

PART 1 - COMMON INTERROGATORIES

GENERAL
Did the reporting entity experience any material transactions requiring the filing of Disclosure of Material Transactions with the State of
Domicile, @s requIred DY the IMOGEI ACE? ..ottt b bbbttt a et e ae e eh e e eh e e eh £ e b e e bt e b e e a bt ea bt ea bt emeesheeaheeebe e et e e beenbeenneanneanne
If yes, has the report been filed with the dOmICIIANY STAIE? ..ottt

Has any change been made during the year of this statement in the charter, by-laws, articles of incorporation, or deed of settlement of the
reporting entity? .....

LT E= (=N el i =Ty To L USSP PSRRI

Yes[ 1 No[X]

Yes [ ] No[ ]

Yes[ 1 No[X]

Is the reporting entity a member of an Insurance Holding Company System consisting of two or more affiliated persons, one or more of which
(3= e I T T 4= o PRSI
If yes, complete Schedule Y, Parts 1 and 1A.

Have there been any substantial changes in the organizational chart since the prior quarter end? ............ccocoviiiii e

If the response to 3.2 is yes, provide a brief description of those changes.

Is the reporting entity publicly traded or a member of @ publicly traded GroUP? ..........cooiiiiiiiiii e

If the response to 3.4 is yes, provide the CIK (Central Index Key) code issued by the SEC for the entity/group. ..........cccceveiiiiiiiiniiciceee

Yes [ X] No[ ]

Yes[ 1 No[X]

Yes[ 1 No[X]

Has the reporting entity been a party to a merger or consolidation during the period covered by this statement? .............cccccooiiiiiiiiiiiiiics

If yes, provide the name of the entity, NAIC Company Code, and state of domicile (use two letter state abbreviation) for any entity that has
ceased to exist as a result of the merger or consolidation.

1 2 3
Name of Entity NAIC Company Code | State of Domicile

If the reporting entity is subject to a management agreement, including third-party administrator(s), managing general agent(s), attorney-
in-fact, or similar agreement, have there been any significant changes regarding the terms of the agreement or principals involved? ......... Yes [
If yes, attach an explanation.

State as of what date the latest financial examination of the reporting entity was made or is being made. ...........cccooeiiiiiiiiiiiicecces

Yes[ 1 No[X]

I No [ X1 NAT

12/31/2020

State the as of date that the latest financial examination report became available from either the state of domicile or the reporting entity. This
date should be the date of the examined balance sheet and not the date the report was completed or released. ...........cccooceiiiiiiiiinnieiciienns

12/31/2020

State as of what date the latest financial examination report became available to other states or the public from either the state of domicile or
the reporting entity. This is the release date or completion date of the examination report and not the date of the examination (balance sheet
[6 1Y SO TSRS P RPN

05/10/2022

By what department or departments?
The Ohio Department of Insurance

Have all financial statement adjustments within the latest financial examination report been accounted for in a subsequent financial
statement filed with Departments? .....

Have all of the recommendations within the latest financial examination report been complied With? ..o, Yes [

Has this reporting entity had any Certificates of Authority, licenses or registrations (including corporate registration, if applicable) suspended or
revoked by any governmental entity during the reporting PEHOA? ..ottt

If yes, give full information:

Is the company a subsidiary of a bank holding company regulated by the Federal Reserve Board? .....

If response to 8.1 is yes, please identify the name of the bank holding company.

Is the company affiliated with one or more banks, thrifts Or SECUNtIES fITMS? ........oiiiiiiii e

If response to 8.3 is yes, please provide below the names and location (city and state of the main office) of any affiliates regulated by a federal
regulatory services agency [i.e. the Federal Reserve Board (FRB), the Office of the Comptroller of the Currency (OCC), the Federal Deposit
Insurance Corporation (FDIC) and the Securities Exchange Commission (SEC)] and identify the affiliate's primary federal regulator.

I No[ ] NALX]

I No[ ] NALX]

Yes[ ] No[X]

Yes[ ] No[X]

Yes [ X] No[ ]

1 2 3 4 5 6
Affiliate Name Location (City, State) FRB [ OCC | FDIC | SEC
AuguStar Distributors, INC. ...ccccoooviveeeiiieeeeeeecceee e Cincinnati, OH ....NO.....]....NO.....|....NO.....|... YES....
The 0.N. Equity Sales Co. ..ccooovrurennee Cincinnati, OH NO..... .NO..... NO.....|... YES....
Constellation Investments, Inc. Cincinnati, OH NO..... WNO..... NO.....|... YES....
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

GENERAL INTERROGATORIES

Are the senior officers (principal executive officer, principal financial officer, principal accounting officer or controller, or persons performing
similar functions) of the reporting entity subject to a code of ethics, which includes the following standards? ................coceeverierereresiieceeieeeenns Yes [ X] No[ ]
(a) Honest and ethical conduct, including the ethical handling of actual or apparent conflicts of interest between personal and professional
relationships;
(b) Full, fair, accurate, timely and understandable disclosure in the periodic reports required to be filed by the reporting entity;

(c) Compliance with applicable governmental laws, rules and regulations;

(d) The prompt internal reporting of violations to an appropriate person or persons identified in the code; and
(e) Accountability for adherence to the code.

If the response to 9.1 is No, please explain:

Has the code of ethics for senior managers been amended? ... Yes[ ] No[X]
If the response to 9.2 is Yes, provide information related to amendment(s).

Have any provisions of the code of ethics been waived for any of the specified officers? ... Yes[ ] No[X]
If the response to 9.3 is Yes, provide the nature of any waiver(s).

FINANCIAL

Does the reporting entity report any amounts due from parent, subsidiaries or affiliates on Page 2 of this statement? .................................... Yes [ X] No[ ]
If yes, indicate any amounts receivable from parent included in the Page 2 amount: ... LT 129,657

INVESTMENT

Were any of the stocks, bonds, or other assets of the reporting entity loaned, placed under option agreement, or otherwise made available for
use by another person? (Exclude securities under securities 1ending agréE@MENtS.) ............ccceuiiiiiriuereieiiiieeiese et se e Yes [ ] No[X]
If yes, give full and complete information relating thereto:

Amount of real estate and mortgages held in other invested assets in Schedule BA: ... $..
Amount of real estate and mortgages held in short-term investments: ...........cccccceeoeeneee
Does the reporting entity have any investments in parent, subsidiaries and affiliates? ....
If yes, please complete the following:

Ves [ X1 No[ 1

1 2
Prior Year-End Current Quarter
Book/Adjusted Book/Adjusted
Carrying Value Carrying Value

Preferred Stock ....
Common Stock ....
Short-Term Investments
Mortgage Loans on Real Estate

LOLHLe e

All Other 27,354,145
Total Investment in Parent, Subsidiaries and Affiliates (Subtotal Lines 14.21 to 14.26) .... ....835,363,550
Total Investment in Parent included in Lines 14.21 10 14.26 @DOVE ..........cooieiiiiiiiiiieiieieeeeeeeee e s D oo O S, 0
Has the reporting entity entered into any hedging transactions reported on Schedule DB? .............ccccoiiiiiiiiiiiiiiicecce e Yes [ X] No[ 1]

If yes, has a comprehensive description of the hedging program been made available to the domiciliary state? .............ccccooeviiiicicien. Yes[ X] No[ 1 NAT ]

If no, attach a description with this statement.

For the reporting entity’s security lending program, state the amount of the following as of the current statement date:

16.1 Total fair value of reinvested collateral assets reported on Schedule DL, Parts 1 and 2. .....
16.2 Total book/adjusted carrying value of reinvested collateral assets reported on Schedule DL, Parts 1 and 2
16.3 Total payable for securities lending reported on the liability Page. .........cociiiiiiiiie s $ 0

8.1



17.3
17.4

18.1
18.2

20.

21.

STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

GENERAL INTERROGATORIES

Excluding items in Schedule E - Part 3 - Special Deposits, real estate, mortgage loans and investments held physically in the reporting entity’s
offices, vaults or safety deposit boxes, were all stocks, bonds and other securities, owned throughout the current year held pursuant to a
custodial agreement with a qualified bank or trust company in accordance with Section 1, Ill - General Examination Considerations, F.

Outsourcing of Critical Functions, Custodial or Safekeeping Agreements of the NAIC Financial Condition Examiners Handbook? ..................... Yes [ X] No[ ]
For all agreements that comply with the requirements of the NAIC Financial Condition Examiners Handbook, complete the following:
1 2
Name of Custodian(s) Custodian Address
US Bank NA 425 Walnut Street, Cincinnati, OH 45202 ...
Northern Trust Corp 50 South La Salle St Chicago, IL 60603
Wells Fargo 550 S Tryon St Charlotte, NC 28202
Federal Home Loan Bank of Cincinnati 221 E 4th St #600, Cincinnati, OH 45202 ...
Computershare Corporate Trust .. 1505 Energy Park Drive, St. Paul, MN 55108 ...........
Banc of California 11611 San Vicente Blvd., Suite 500, Los Angeles, CA 90049
For all agreements that do not comply with the requirements of the NAIC Financial Condition Examiners Handbook, provide the name,
location and a complete explanation:
1 2 3
Name(s) Location(s) Complete Explanation(s)
Have there been any changes, including name changes, in the custodian(s) identified in 17.1 during the current quarter? .............ccccccceoeenee. Yes[ 1 No[ X]
If yes, give full information relating thereto:
1 2 3 4
Old Custodian New Custodian Date of Change Reason
Investment management — Identify all investment advisors, investment managers, broker/dealers, including individuals that have the authority to
make investment decisions on behalf of the reporting entity. This includes both primary and sub-advisors. For assets that are managed internally
by employees of the reporting entity, note as such. ["...that have access to the investment accounts”; "...handle securities"]
1 2
Name of Firm or Individual Affiliation
Constellation Investments, Inc. ...
17.5097 For those firms/individuals listed in the table for Question 17.5, do any firms/individuals unaffiliated with the reporting entity (i.e.
designated with a "U") manage more than 10% of the reporting entity’s iNVested @SSEtS?..........ccovoirirrririeieieiinr e Yes[ 1 No[X]
17.5098 For firms/individuals unaffiliated with the reporting entity (i.e. designated with a "U") listed in the table for Question 17.5, does the
total assets under management aggregate to more than 50% of the reporting entity’s invested assets?..........c.ovveeecereneninnsecene Yes[ 1 No[X]
For those firms or individuals listed in the table for 17.5 with an affiliation code of "A" (affiliated) or "U" (unaffiliated), provide the information for the
table below.
1 2 3 4 5
Investment
Management
Central Registration Agreement
Depository Number Name of Firm or Individual Legal Entity Identifier (LEI) Registered With (IMA) Filed

Securities and Exchange
549300L8TNFLUT2NRY25 . Commission

Constellation Investments, Inc.

Have all the filing requirements of the Purposes and Procedures Manual of the NAIC Investment Analysis Office been followed? .....................
If no, list exceptions:

By self-designating 5GI securities, the reporting entity is certifying the following elements for each self-designated 5GI security:
a. Documentation necessary to permit a full credit analysis of the security does not exist or an NAIC CRP credit rating for an FE or PL
security is not available.
b. Issuer or obligor is current on all contracted interest and principal payments.
c. The insurer has an actual expectation of ultimate payment of all contracted interest and principal.
Has the reporting entity self-designated SGI SECUILIES? ........c.iiiiiiiiie ettt ettt e et et et e e e enean

By self-designating PLGI securities, the reporting entity is certifying the following elements of each self-designated PLGI security:
a. The security was purchased prior to January 1, 2018.
b. The reporting entity is holding capital commensurate with the NAIC Designation reported for the security.
c. The NAIC Designation was derived from the credit rating assigned by an NAIC CRP in its legal capacity as a NRSRO which is shown
on a current private letter rating held by the insurer and available for examination by state insurance regulators.
d. The reporting entity is not permitted to share this credit rating of the PL security with the SVO.

Has the reporting entity self-designated PLGI SECUMIES? ........cuiiiiiiiiiii ittt bbbt bbbt b et b bbbt b bbb e

By assigning FE to a Schedule BA non-registered private fund, the reporting entity is certifying the following elements of each self-designated
FE fund:
a. The shares were purchased prior to January 1, 2019.
b. The reporting entity is holding capital commensurate with the NAIC Designation reported for the security.
c. The security had a public credit rating(s) with annual surveillance assigned by an NAIC CRP in its legal capacity as an NRSRO prior to
January 1, 2019.
d. The fund only or predominantly holds bonds in its portfolio.
e. The current reported NAIC Designation was derived from the public credit rating(s) with annual surveillance assigned by an NAIC CRP
in its legal capacity as an NRSRO.
f. The public credit rating(s) with annual surveillance assigned by an NAIC CRP has not lapsed.

Has the reporting entity assigned FE to Schedule BA non-registered private funds that complied with the above criteria? ............cccccoeiiiinie

8.2

Yes [ X ]

Yes [ X ]

Yes [

Yes [

]

]

No[ ]

No[ ]

No [ X ]

No [ X ]



STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

GENERAL INTERROGATORIES

PART 2 - LIFE AND ACCIDENT AND HEALTH COMPANIES/FRATERNAL BENEFIT SOCIETIES

Life and Accident Health Companies/Fraternal Benefit Societies:
1. Report the statement value of mortgage loans at the end of this reporting period for the following categories: 1

Amount
1.1 Long-Term Mortgages In Good Standing

111 FAIMN MOTGAGES ...vvceieeieiieteeceeeeeeee ettt et et a e e st s et et e s e ses s s s s s et e s e s e s e s e s s s st es et e s e aes s sttt et et esesess s s s s eseseseananananaes B 0

1.12 RESIAENEAI MOTLGAGES .....cvvvivieieeieietetetet ettt ettt a et e ettt et esese s es et et et et e s e s e sess s es et e s et et esessas et s s es et e b esesesnss s ssasasesesesesnsnanan T 648,693,148

1.13 COMMEICIAI IMOTIGAGES ..........vvvvieieieeee ettt ettt ettt et a e e e e st e s et e s es e ae e s e s et e s e s e s esess s s ss e s et e s et esesess s ss et esesesesesnssasssesasesesesn B 1,216,278,842

1.14 Total Mortgages in GO0 SANGING .......c.cvovveeceeeeeee e e e eeaeee et s s saeae et es s s s seteses s s aesssesesasssassssesasssassssssesessssansnsssannans $ 1,864,971,990
1.2 Long-Term Mortgages In Good Standing with Restructured Terms

1.21 Total Mortgages in Good Standing with ReStrUCtUrEd TEIMNS...........oiiiiiiiii ittt $ 0
1.3 Long-Term Mortgage Loans Upon which Interest is Overdue more than Three Months

1.31 FAIMN MOTGAGES ...vvvieeeeieeeececeeecee et ea ettt a s s st s et et e s eaes s e s s e s et e s e s e s s ae s s s st es et eseses s sttt et et esesessssas s ses et esessansnanaes B 0

1.32 Residential Mortgages

1.33 Commercial Mortgages ...

1.34 Total Mortgages with Interest Overdue more than Three MONthS ...........cocoiiiiiiiiiii s $ 0
1.4 Long-Term Mortgage Loans in Process of Foreclosure
141 FAM MOTGAGES ...vvevieieieeeeteeeeceeeeeete ettt et et e s e s s s s s s et et e s e s e s s s st st et e s e s e s s s e s s s st es et e s e ses s s s st esesesesessssasaseseseseseananananaes B 0
1.42 RESIAENtIAI MOTGAGES .....cvvcvivieieeiieietetcteeee ettt ettt e et ettt e bt sese s es et et et et et esese st s es et et e b et essssss et s s e st ebesesesess s ssasasesesesesnnnanas B 0
1.43 COMMEICIAl IMOTIGAGES ... e iutieiti ittt ettt ettt ettt sh e s b e e s bt e bt e s bt e a bt eaeeea e e s he e eh e e eb e e b e e a b e e abeem bt eabeeheesheesheesbeenbeenbeenbeennennnn B 0
1.44 Total Mortgages in ProCess Of FOrECIOSUTE ..........o. ittt ettt e e s e e et e b e s e et e eneeenteeneeeneenneenen B 0
1.5 Total Mortgage Loans (Lines 1.14 + 1.21 + 1.34 + 1.44) (Page 2, Column 3, LiNes 3.1 + 3.2) ....c.ceverrruereeeeeeeeeeeees e $ 1,864,971,990
1.6 Long-Term Mortgages Foreclosed, Properties Transferred to Real Estate in Current Quarter
1.61 FAIM MOIGAGES ...vvveeieieieeeeececeeeeee ettt ettt s s e st s s et et e s e ses s s st s s et e s e s e s s se s s s st es et e s eses s sttt e s et eseseas s asaseses et esessansnanaes B 0
1.62 RESIAENtIAI MOTGAGES .....cvvcvieieieiiicietetet ettt ettt et s ettt et et asse s es et et et e b et et e sess s es et e s et et esessas s s s es et ebesesesnssesssesesesesesesnsnanas B 0
1.63 COMMEICIAl IMOTIGAGES ... e eutiiite ittt ittt ettt ettt ettt et sh e bt e s be e bt e a bt e a bt eae e ea e e e Re e eh e e sb £ e b e e a bt e abeem b e eab e eheesheesbeesbe e beenbeenbeennennne B 0
1.64 Total Mortgages Foreclosed and Transferred to Real EState ..o $ 0
2. Operating Percentages:
2.1 AGH IOSS PEICENT ......eeiieietetetceeee ettt ettt sttt et et s et et e s e ae et e s ss et et e s et essss s eseses et et esessas s eeesesese s et esese s et as et ebe s et essas s es et et et et esesess s eses et et e b et esnas SAeAeattet et esesenen ettt et et et enenene 57.400 %
2.2 A&H COSt CONTAINMENT PEICENL .........cvviviiieiiiieietetetcteeetee et et e teteteseseee et st et eses et eseseas et ssesesesesesesess s eseses et et et ssessesesesesesesesessas s ss s et et et et essas s ssas e s e e e et eeseseeeeenene e e s e s eseeeaenens 2.000 ‘%
2.3 A&H expense percent excluding COSt CONtAINMENT EXPENSES .........c.c.eiiviiiieietetieiiee et eteteteseseseeees et e sesetesesessas et et st et esesesessss s sseseseseseseseas Saeseasaseseseseseseneneeasesesesenenens 21.000 %
3.1 Do you act as a custodian for health SAVINGS GCCOUNES? ...........cceueviiiieeceeee e et eeeescae et eeesssa s tesesenssaesesesesenssseaesesesensssesesesasensraneeea Yes[ ] No[X]

3.2 If yes, please provide the amount of custodial funds held as of the reporting date

3.3 Do you act as an administrator for health savings accounts? ...

3.4 If yes, please provide the balance of the funds administered as of the reporting date .............cocooiiiiiiiiiiiiii e B 0
4. s the reporting entity licensed or chartered, registered, qualified, eligible or writing business in at least two states? ..............c.ccccoveeuee.e. Yes [ X] No[ ]

4.1  If no, does the reporting entity assume reinsurance business that covers risks residing in at least one state other than the state of
JOMICIIE Of the FEPOMIING ENLILY? .......cvvieieeecieieieiccecect ettt ettt et s st s et s s st e b s et et s st et s st e st n st es s nanas Yes[ 1 No[ ]

Fraternal Benefit Societies Only:

5.1 In all cases where the reporting entity has assumed accident and health risks from another company, provisions should be made in
this statement on account of such reinsurances for reserve equal to that which the original company would have been required to
establish had it retained the risks. Has this DEEN AONE? ..........c.c.oviecucueeeieeeeceee ettt es et e s s ssasaesesensananeennas Yes [ ] No [ 1 NAT ]

5.2 If no, explain:

6.1 Does the reporting entity have outstanding assessments in the form of liens against policy benefits that have increased surplus? .......... Yes[ 1 No[ ]

6.2 If yes, what is the date(s) of the original lien and the total outstanding balance of liens that remain in surplus?

[ Date [ Outstanding Lien Amount |
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE S - CEDED REINSURANCE

Showing All New Reinsurance Treaties - Current Year to Date

1 2 3 4 5 6 7 8 9 10
Effective
Certified Date of
NAIC Type of Type of Reinsurer Certified
Company ID Effective Domiciliary | Reinsurance | Business Rating Reinsurer
Code Number Date Name of Reinsurer Jurisdiction Ceded Ceded Type of Reinsurer (1 through 6) Rating




STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY
SCHEDULE T - PREMIUMS AND ANNUITY CONSIDERATIONS

Current Year To Date - Allocated by States and Territories

Direct Business Only
1 Life Contracts 4 6 7
2 Accident and
Health Insurance
Premiums,
Including Policy, Total
Life Insurance Annuity Membership Other Columns Deposit-Type
States, Etc. Premiums Considerations | and Other Fees | Considerations 2 Through 5 Contracts
1. Alabama ..o AL oo b s 1,608,070 |............ 1,609,755 171,870 |........... 3,418,338
2. Alaska ... AK
3. Arizona..... . AZ
4. Arkansas .. .. AR .. 1,230, ..
5. California .. CA .16 953,642 |..
6. Colorado ...... .. CO 11,273,315 |..
7. Connecticut .. .. CT
8. Delaware. ............. .. DE
9. District of Columbia . . DC s ..
10. Florida .. .. FL .47,864,377 |..
11.  Georgia .. GA 1,176,741 |
12.  Hawaii .. .. HI
13. Idaho .... . ID s ..
14.  lllinois ... L IL .26,391,423 |..
15.  Indiana . . IN .15,215,826 |..
16. lowa ..... . 1A
17. Kansas . .. KS
18.  Kentucky ......oocveiiiiiiiii KY
19.  LouiSiana .......ccceeeiiiiiiiiiee e LA
20. Maine .......
21.  Maryland .
22. Massachusetts .............cccooiiiiiiis MA
23.  Michigan ........ccccooviiiiiiiiicceeeee Mi
24. Minnesota . .. MN
25. Mississippi .. MS
26.  MIiSSOUN ...ooeiiiiiiiiiiiiiciiieec e
27. Montana
28. Nebraska ..
29. Nevada ........
30. New Hampshire ... NH
31. New Jersey .....ccccooverivieiiiiccciec e NJ
32.  New Mexico . NM
33. New York ..... .0
34. North Carolina .. ... 122,949 |..
35.  North Dakota . 17,947 |
36.  OhiO ...
37. Oklahoma .
38. Oregon .........
39. Pennsylvania ...
40. Rhode Island ....
41.  South Carolina .
42.  South Dakota ... s ..
43. Tennessee ... .12,370,368 |..
44, Texas ....... .17,087,740 |..
45. Utah .....
46. Vermont
A7, VIrginia ....oooccoeeiiiiiec e
48.  Washington ...
49. West Virginia
50. Wisconsin ....
51, WYOMING ...oooiiiiiiiiiiiiiiece e
52.  American Samoa ..........ccceceeeiieeeiineenineeans AS
53. Guam ............. .. GU
54. Puerto Rico ...... .. PR
55. U.S.Virginlslands ..........cccocoviiiiniiniinnnn. \
56. Northern Mariana Islands ....................ccc... MP
57. Canada .......ccccceevveennens ... CAN
58. Aggregate Other Aliens . OT
59.  Subtotal ......cccoiiiiiiiiii
90. Reporting entity contributions for employee benefits
PIANS. ... XXX oo e [V [0 [V [0 [V PR 0
91. Dividends or refunds applied to purchase paid-up
additions and annUIties.............c.ccceeeeereeereeereens foreene XXX [ 10,904,130 [.o.ooveveveiiieiins [0 (1 [V A 10,904,130 |.o.ooveveieiieins 0
92. Dividends or refunds applied to shorten endowment|
OF Premium paying Period...........ceeeeeeeveereeereenns forrens XXX e e [V [0 [V [0 [V PO 0
93.  Premium or annuity considerations waived under
disability or other contract provisions.................... ..583,600 921,085 |. .0
94.  Aggregate or other amounts not allocable by State..|. 4,053,973 [.cocvoiiiienne 0 e 89,544 |t O [ 123,517 [ 0
95.  Totals (Direct BUSINESS).......cccceovrueeereeerenienenenenesfoeeens XXX 94,057,558 |........ 350,626,811 |. . ,409, .. 26,906, 180
96.  Plus Reinsurance ASSUMEd............ccoeveeeeneannenns oo XXX ...28,428,089 |...... (154,788,383)]..cvveveeeeeeeenen 0 Joeiciiiiiienn 0 | (126 360,294) ..o 0
97  Totals (All Business).... . 122,485,647 |........ 195,838,428 |........... 1,836,079 |...........6,888,688 |........ 327,048,842 |.. 26,906, 180
98. Less Reinsurance Cede 108,762,785 |....... (694,599,659) 841 [ 0 (584,944,033)|.......cccvrveriinne 0
99. Totals (All Business) less Reinsurance Ceded XXX 13,722,862 890,438,087 943,238 6,888,688 911,992,875 26,906, 180
DETAILS OF WRITE-INS
58001. Other alien ..o e XXX..ouon . 70,476 |. 0 ..6,017 |.. 0 ... 76,493 |.. .38
58002.
58003.
58998. Summary of remaining write-ins for Line 58 from
OVErIOW PAGE ....vevvveniieiiiieirieie et XXX [ (U SN [V R [V [0 (1 0
58999. Totals (Lines 58001 through 58003 plus
58998)(Line 58 above) XXX 70,476 0 6,017 0 76,493 38
9401. Dividends accums used to purchase paid-up
AAAITTONS ©veeiviiiiecec e [ D, 0. CHUITY TR 3,411,888 | [0 [V [ A 3,411,888 | 0
9402. Dividend accum appld as prem in states that do
not allow dividend deduction .......ccoveevcvcnnionnnnn XXX [ 639,736 ..o 0 e 69,544 [ [ R 709,280 ..o 0
9403. Dividends accums used to shorten endow or prem
PAY i [ D0, CHUITY RPN 2,349 | [0 [V [V 2,349 | 0
9498. Summary of remaining write-ins for Line 94 from
OVErIOW PAGE ....veveveniieeiiieiiieeieseeieseesese e XXX [ (U SN [V R [V [0 (1 0
9499. Totals (Lines 9401 through 9403 plus 9498)(Line
94 above) XXX 4,053,973 0 69,544 0 4,123,517 0
(a) Active Status Counts:
1. L - Licensed or Chartered - Licensed insurance carrier or domiciled RRG...........cccccocveerinr weeene 51 4. Q - Qualified - Qualified or accredited reiNSUrer.................oceveeerieerieeiens ereene 0
2. R - Registered - Non-domiciled RRGS..........coiiiiiiiiiiiiceeeeeeceee e sne aenines 0 5. N-None of the above - Not allowed to write business in the state............. ... 6

3. E - Eligible - Reporting entities eligible or approved to write surplus lines in the state.........

11
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE Y - INFORMATION CONCERNING ACTIVITIES OF INSURER MEMBERS OF A HOLDING COMPANY GROUP
PART 1 - ORGANIZATIONAL CHART

Organizational Chart

(Slide 1 of 2)

Trustees*
Philippe Charette
Alexandre Decary

COPO Voting
Trust {Ontario)

49.5% NDVS (1) &
49.5% DVS (2)

Trustess =
Greg Mielsen
Salman Hasnain

OTPP Voting
Trust {Ontario)

M

%
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Shareholders Agreements |3) %
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h Insurance GP LLC e
\{DE] 19.6% DVS (2) A
-
-
-
20% DVS (2) ok 7 20% DVS (2)
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OMNLH Holdings )
QLC [DE} -
”
Consteliation ~ €

Insurance LP

* Ultimate beneficial
owners for Form A
pUrposes

GP

100% NDVS &

B0% V5 e

Constellation Insurance
Holdings, Inc.
{OH)

Constellation Investments,
Inc.
{OH]

(1) MDVS are Class A Common Units or Class A Common Stock that
carry all voting rights except the right to vote for the election and
removal of directors and ordinary economic rights.

(2) DVS are Class B Commaon Units or Class B Common Stock that
carry the right to vote for the election and removal of directors but
no other voting rights and no economic rights (other than a
ligquidation preference to receive the nominal subscription price
paid for such securities on a dissolution).

(3) OTPP Voting Trust is party to shareholders agreements with
11004883 Canada Inc. ("Nominee Holder™) pursuant to which
Mominee Holder agrees to vote and transfer 1) its DVS of
Constellation GP LLC as (and only as) directed by OTPF Voting
Trust (and OTPP Voting Trust has a power of attorney to effect the
same) and 2} its DVS of Target as (and only as) directed by OTFP
Voting Trust (and OTPP Voting Trust has a power of attorney to
effect the same).
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE Y - INFORMATION CONCERNING ACTIVITIES OF INSURER MEMBERS OF A HOLDING COMPANY GROUP

PART 1 - ORGANIZATIONAL CHART

1—100% of the non-director voting shares and 605 of the director voting shares of ONHI

are owned by ONLH Holdings LP, a Delaware Limited Partnership
—7.89% owned by OM Netherlands Holdings B.V.

*—1 Share owned by ON Global Holdings, LLC
— 20,000 Share owned by ON Foreign Holdings, LLC.

*—1 Share owned by ON Foreign Holdings, LLC

5 — Entity not directly or indirectly owned by AuguStar Life Insurance Company (ALIC).

This entity is contractually controlled by ALIC.
7— 60 25% owned by Ohio Mational Seguros de Vida 5. 4.
*Captive Reinsurer title pending regulatory approval
FEIM — Federal Tax ldentification Number

[ Foreign ] [ Domestic— US Taspayer |

[ Delaware Statutory Trust |

Constellation Organizational Chart

Constellation Insurance Holdings, Inc.. !
(Holding Company — OH)
(CIHI}
FEIN: 31-1614095

Consteliation Insurance, Inc.
(Holding Company — OH)
[Cll)

Sycamore He, Lid
{Insurer — Cayman slands)
FEIM: B2-0G02065

FEIN: 31-1614007 (SYRE)

e .M. Equity Sales Company
{Retzil Broker Dealer — OH)
FEIM: 31-0742113
{ONES)

{Realty Company — OH}
26-4812700
(FWRI)

Financial Way Realty, Inc.

Augustar Life Insurance Company
{Insurer — OH)
FEIN: 31-0397080

AuguStar Distributors, Inc
{Wholezsle Broker Dealsr — OH)
FEIN: 31-1454609

OMNTech, SMLLC.
(Technology Company — DE)

F'linc:etn-_rl Captive Re, Inc.*
{Captive Insurer — OH)

Chio Mational lnsurance Agency, Inc.
{Insurance Agency — OH)
FEIN: 32-007 1428

(ONIA) )

b
£ )
QM. Investment Management Company
(Registered investiment Advizor — OH)
FEIN: 31-07843682

OMIM
e ¢ ; A

ALAC Investment Trust
FEIN: BR-8327238

ALIC Investmeant Trust
FEIN: 88-8327248

o o)
ALNS 2024 Investment Vehicle 1
FEIN: 008752410
" P
& ALIC 2024 Investment Vehicle 2 ™
FEIN: 00-5758461
" J
b5 ~

ALIC 2024 Investment Vehicle 3
FEIM: 30-8753524

{ALICY el FEIM: 48-5484518 FEIN: 522882471
- 2t LR {PRIN)
Augustar Life Assurance Corporation
{insurer — QHY & % 2
(ALAC) - OM Foreign Holdings, SMLLC W
L FEIN: 31-0562405 u {Helding Company — DE}
FEIN: 48-2873878 | ]
("— Mational Security Life and Annuity Company (ONFH) ;
(insurer - HY) i [Hﬁﬁ'jméle“d'“& '-t:Ej O Owerseas Holdings BV
FEIN: 12-2740558 a1 EUNIH bt IO = ing C £ urg)
Fos Montgomery Re, Inc. = i (Halding DITIrFISF'.y' Luzembourg)
MAIC Mo 85472 i {ONCH)
\‘_ (MSLA) i {Captive Insurer — \VT} (ALL)
m FEIM: 26-3781519 I
'/.;.uguSlar Wariable Insurance Products Fund, Im;“'| NAIC NO. 13575 -
Maryland 1880 1S {MOMT) A b Metherlsnds Holdings B,
Spgn?;eﬁal:_ﬁmulal mn:: a“at:lsvisied by - T e ~ {Holding CE“}%E::J; Luxembeurg)
Y onstellation Investments, Inc. -/ (Captiva Insurer — VT) [ i 4
i Andromeds Funding, LLC © = L FEIN: 30-0855278
DE | MAIC Mo 15363
e FEIN: §8-2055001 - TR = I >
- = P = on Glabal Holdings, SMtLC .M. International do Brasil
Antiia F”’E:;"'E' LLG C?é”:;g:e'?:sf[a:_mé}:}c' Cthio Mational Seguros de Vida 344 {Holding Company — Participagtas Lida. =
& {F i c ] i {Brazilizn Holding &
s m S | EEIN: 47-4245150 {Peruvian nrsuranl::e ompany} EEIN- 21-1702E60 {Brazilian Holdtlr-g 0.
NAIC No. 15355 (AHSEY L g
[ CEIS.S-iﬂpEiE E"'E“ding' Lc 5] ]- \. [CMG'O] J I \d:l’.a et Of Denlauro-0N — Brazian | nsurancs Go,
Othig Mationsl Sudamerice 547
FEIN: 50-3018342 " : :
5unr=s|.3 Captive Re, LLO. {Holding Company — Chile}
Orion Funding, LLS® | | [Captive Insurer — OH) (OMNSA)
DE FEIM: 83-2532650
FEIN: 00-2046414 MAIC Mo 168481 I
= 3 b EEHINE) Chic National Seguros de Vida 5.4.°
Cetus Funding, LLC [{Chilean Insurance Company)
DE (i Constellation Re Holdings Barmuds, LLC [DMNEV)
o Halding C - DE
AuguStar Mortgage, Inc: ( DF;E. 3‘132%52?;347 L E !
(Investment Subsidiary — DE) -f,GHHBl Ccnsle1!a‘tlon Re (Bermuda) Ltd. AuguStar Seguros de Wida S.A T
FEIM: 88-4156882 b : (Captive Insurer - Bermudaj
I [{Chilean Insurance Company )
A1) FEIN: 88-18327415 .
[ [ASDV)
\ (CRBL)
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE Y

PART 1A - DETAILS OF INSURANCE HOLDING COMPANY SYSTEM

1 2 3 4 13 14 15 16
Type If
of Control Control
(Ownership, is Is an
Name of Securities Relation- Board, Owner- SCA
Exchange Domi- ship Management, ship Filing
NAIC if Publicly Traded Names of ciliary to Attorney-in-Fact, Provide Re-
Group Company ID Federal (U.S.or Parent, Subsidiaries Loca- | Reporting Directly Controlled by Influence, Percen- Ultimate Controlling quired?
Code Group Name Code Number RSSD CIK International) Or Affiliates tion Entity (Name of Entity/Person) Other) tage Entity(ies)/Person(s) (Yes/No) *
Constellation Insurance Holdings, Inc. Caisse de dépdt et placement du Québec (CDPQ)
L0704 [ e [ e 00000 ... | eeeerreeenne |0 i |0 i [ s Voting Trust ..ooeeceveeeiieiiie e LCAN.) e UIP .t | ot Other .. 001000 Loii | et e -.No...... 1.
Constellation Insurance Holdings, Inc. Ontario Teachers Pension Plan (OTPP) Voting
L0704 [ e [ e 00000 ... | eveerieeenne |0 i |0 i [ s TRUSE e LCAN.) e UIP .t | ot Other .. 001000 Leii | et -.No...... 1.
Constellation Insurance Holdings, Inc.
L0704 [ e [ e 00000 ... | eeeerreeenne |0 i |0 i [ s 11004883 Canada INC. ..coevevreveerveeeiieenines LCAN.) e UIP .t | ot Other .. 001000 Loii | et e -.No...... 2 ...
Constel lation Insurance Holdings, Inc. Caisse de dépdt et placement du Québec Ownership, Board of Directors,
L0704 [ e [ e 00000 ... [84-3510530 .. |0 ..eeeverveene |0 eviiiiiiiie [ e Constellation Insurance GP, LLC ................ LDE] UIP....... (CDPQ) Voting Trust .....coocvveerveeiieenies Management .........cocveeemiueernneennns 289,500 Ll -.No...... 0...
Constellation Insurance Holdings, Inc. Ontario Teachers Pension Plan (OTPP) Ownership, Board of Directors,
L0704 ] e e 00000 ....|84-3510530 .. [0 ..coovvvreeee |0 weiiiiiiiiiiis | e Constellation Insurance GP, LLC ................ LDE] e UIP....... Voting Trust .ooeeeeeeeeeeeeeeeeeeeeeeeeeeeen Management .........ccccocoiiiiiiinnnnne 129,900 L.l e . NO...... 0.....
Constellation Insurance Holdings, Inc. Ounership, Board of Directors,
L0704 ] e | s 00000 ....[84-3510530 .. [0 .ereereeeeeee |0 e | e Constellation Insurance GP, LLC ................ WDE s UIP....... 11004883 Canada INC. ..eevvvnveeneeieneeeannnes Management .........ccccocoiiiiiiinnnnne 2190800 L] s . NO...... 0...
Constel lation Insurance Holdings, Inc. Anurag Chandra (Member of Constellation  |Ownership, Board of Directors,
B 7 R DR 00000 ....[84-3510530 .. [0 .ereereveeeee |0 e | e Constellation Insurance GP, LLC ................ WDE s UIP....... Insurance GP, LLC) wuvvveeveeenieeieeiieeeenns Management .........ccccocoiiiiiiinnnnne JU I 0 . NO...... 0...
Constellation Insurance Holdings, Inc.
L0704 ] e | s 00000 ....|84-3482603 .. [0 .eeeeueeeeeee |0 e | e Constellation Insurance LP ........eevvvnnnennnne. WDE s UIP....... Constellation Insurance GP, LLC ............. {0141 ... 0.000 .... [Constellation Insurance GP, LLC ........ . NO...... 3.
Constellation Insurance Holdings, Inc. Anurag Chandra (Member of Constellation
B 7 R DR 00000 ....|84-3482603 .. [0 .eeevueeeeeee |0 e | e Constellation Insurance LP .......oevvvvnnnennnne. WDE s 0TH....... Insurance LP, LLC) wevveenveeeieeieeeieeeenes {0141 ... 0.000 .... [Constellation Insurance GP, LLC ........ . NO...... 4 ...
Constellation Insurance Holdings, Inc. Caisse de dépot et placement du Québec
L0704 ] e | 00000 ... [84-3482603 .. |0 ...ccvvveeee |0 oo | e Constellation Insurance LP ............ccenneneiis DB 0TH....... (COPQ) Voting Trust ..ooeeeviieiiiiiiiiiiiiiinnees Other .o ... 0.000 .... |Constellation Insurance GP, LLC ........ W NO...... 4 ...
Constellation Insurance Holdings, Inc. Ontario Teachers Pension Plan (OTPP)
B 7 R DR 00000 ....|84-3482603 .. [0 .eeevueeeeeee |0 e | e Constellation Insurance LP .......oevvvvnnnennnne. WDE s 0TH....... Voting Trust .ooeeeeeeeeeeeeeeeeeeeeeeeeeeeen {0141 ... 0.000 .... [Constellation Insurance GP, LLC ........ . NO...... 4 ...
Constellation Insurance Holdings, Inc. Ownership, Board of Directors,
L0704 ] e | s 00000 ....|86-3415002 .. [0 wereereeeeeee |0 e | e ONLH Holdings GP, LLC ......eveeemmnnniniiiiiiinnes WDE s UIP....... Constellation Insurance GP, LLC ............. Management .........ccccocoiiiiiiinnnnne ..100.000 ...|Constellation Insurance GP, LLC ........ . NO...... 0...
Constellation Insurance Holdings, Inc.
L0704 ] e | s 00000 ....|86-3415002 .. [0 wereereeeeeee |0 e | e ONLH Holdings LP .oooeeieiieiiiiies WDE s UIP....... Constellation Insurance LP ..........eeunnee {0141 ... 0.000 .... [Constellation Insurance GP, LLC ........ . NO...... 4 ...
Constellation Insurance Holdings, Inc. Ounership, Board of Directors,
L0704 ] e | s 00000 ....|86-3415002 .. [0 wereereeeeeee |0 e | e ONLH Holdings LP .oooeeieiieiiiiies WDE s UIP....... Constellation Insurance GP, LLC ............. Management .........ccccocoiiiiiiinnnnne ..100.000 ...|Constellation Insurance GP, LLC ........ . NO...... 0...
Constellation Insurance Holdings, Inc. Ownership, Board of Directors,
L0704 ] e | s 00000 ....|31-1454693 .. [0 .eoevrveeeees |0 i | e Constellation Investments, Inc. ................ LOHL NIA....... ONLH Holdings LP ...eeeeeeeeeeeeeeeeeeeeeeeees Management .........ccccccoiiiiiiinnnnne ..100.000 ...|Constellation Insurance GP, LLC ........ YES..... 0...
Constellation Insurance Holdings, Inc. Ounership, Board of Directors,
L0704 ] e e 00000 ....| 311614095 .. [0 ..eevvvveveee |0 weieiiiiiiiiis | i Constellation Insurance Holdings, Inc. ....... L OH] s UIP....... ONLH Holdings LP ...eeeeeeeeeeeeeeeeeeeeeeeees Management .........ccccocoiiiiiiinnnnne ...60.000 ....[Constellation Insurance GP, LLC ........ . NO...... 0.....
Constellation Insurance Holdings, Inc. Caisse de dépdt et placement du Québec Ownership, Board of Directors,
L0704 ] e | 00000 ... [31-1614095 .. |0 ..eeevvreeee |0 e | e Constellation Insurance Holdings, Inc. ....... LOH UIP....... (COPQ) Voting Trust ..ooevvvviiiiiiiiiiiiiiiinnees Management .........ccccocoiiiiiiinnnnne ...20.000 ....|Constellation Insurance GP, LLC ........ W NO...... 0.....
Constellation Insurance Holdings, Inc. Ownership, Board of Directors,
L0704 ] e | s 00000 ....|31-1614095 .. [0 .eoevreeeeees |0 e | e Constellation Insurance Holdings, Inc. ....... LOHL UIP....... 11004883 Canada INC. ..eevvvnveeneeieneeeannnes Management .........ccccocoiiiiiiinnnnne ...20.000 ....|Constellation Insurance GP, LLC ........ . NO...... 0...
Constellation Insurance Holdings, Inc. Ounership, Board of Directors,
B 7 R DR 00000 ....|31-1614097 .. [0 .eeeereeeeee |0 e | e Constellation Insurance, Inc. .....coevvunnnenn LOHL UIP....... Constellation Insurance Holdings, Inc. .... |Management ............cccooiiiiiiiiinis ..100.000 ...|Constellation Insurance GP, LLC ........ . NO...... 0...
Constellation Insurance Holdings, Inc. Ownership, Board of Directors,
B 7 R DR 00000 ....|AA-0056843 .. [0 .eeeereeeeeee |0 i | e Sycamore Re, Lid. ...ooovviiiiiiiiiiiiiiiiiiiiiiiieens LOYMLLL) IA........ Constellation Insurance Holdings, Inc. .... |Management ............cccooiiiiiiiiinis ..100.000 ...|Constellation Insurance GP, LLC ........ . NO...... 0...
Constel lation Insurance Holdings, Inc. Ownership, Board of Directors, Constel lation Insurance Holdings, Inc.
B 7 R DR 00000 ....|46-5464819 .. [0 .ooevreeeeees |0 i | e ON Tech, SMLLC ..vveeeeeeeeeeeeee e WDE s NIA....... Constellation Insurance, Inc. ................ Management .........ccccocoiiiiiiinnnnne 100,000 ca. ] e . NO...... 0...
Constellation Insurance Holdings, Inc. Ounership, Board of Directors, Constellation Insurance Holdings, Inc.
L0704 ] e | s 00000 ....|82-2868171 .. [0 weeeeeeeeeeee |0 i | e Princeton Captive Re, Inc. ...ccooeeeeeiieeeeenns LOHL NIA....... Constellation Insurance, Inc. ................ Management .........ccccccoiiiiiiinnnnne 100,000 L.. ] e . NO...... 0...
Constellation Insurance Holdings, Inc. Ounership, Board of Directors, Constellation Insurance Holdings, Inc.
L0704 ] e e 00000 ....|26-4812790 .. {0 ..eovvvveeeee |0 weiiiiiiiiiii | e Financial Way Realty, Inc. ....ccccviiiiiiinins L OH] s NIA....... Constellation Insurance, Inc. ................ Management .........ccccocoiiiiiiinnnnne 700,000 .. f e . NO...... 0.....
Constellation Insurance Holdings, Inc. Ounership, Board of Directors, Constellation Insurance Holdings, Inc.
L0704 ] e e 00000 ....|46-3873878 .. [0 ..coevveveeee |0 weiiiiiiiiiii | e Ohio National Foreign Holdings, SMLLC ........ DE.....[...... NIA....... AuguStar Life Insurance Company ............. Management .........ccccocoiiiiiiiinnnnne 2100.000 .. f e . NO...... 0....
Constellation Insurance Holdings, Inc. Ounership, Board of Directors, Constellation Insurance Holdings, Inc.
L0704 e | 00000 ....[93-3264175 .. |0 oovveveene [0 iiiiiiiiii | i AuguStar Lending, LLC ...occvvviiviiiiiiiiiiiens GDE ] NIA....... Ohio National Foreign Holdings, SMLLC ...... Management ......ccooeieiiiiiiiiiiinns 100,000 ... f e . NO...... 0.
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE Y

PART 1A - DETAILS OF INSURANCE HOLDING COMPANY SYSTEM

1 2 3 4 13 14 15 16
Type If
of Control Control
(Ownership, is Is an
Name of Securities Relation- Board, Owner- SCA
Exchange Domi- ship Management, ship Filing
NAIC if Publicly Traded Names of ciliary to Attorney-in-Fact, Provide Re-
Group Company ID Federal (U.S.or Parent, Subsidiaries Loca- | Reporting Directly Controlled by Influence, Percen- Ultimate Controlling quired?
Code Group Name Code Number RSSD CIK International) Or Affiliates tion Entity (Name of Entity/Person) Other) tage Entity(ies)/Person(s) (Yes/No) *
Constel lation Insurance Holdings, Inc. Ownership, Board of Directors, Constel lation Insurance Holdings, Inc.
L0704 ] e e 00000 ... | weeemmmimmeeeen [0 i |0 i | e ON Overseas Holding B.V. ..cccooeiieiiiiiieieens LUK NIA....... Ohio National Foreign Holdings, SMLLC ...... Management .........ccccocoiiiiiiinnnnne 700,000 . f e . NO...... 0.....
Constellation Insurance Holdings, Inc Ounership, Board of Directors, Constellation Insurance Holdings, Inc
L0704 ] e e 00000 ... | weeemmmimmeeeen [0 i |0 s | e ON Netherlands Holdings B.V. ......ccceeeieeennns LUK NIA....... ON Overseas Holding B.V. .....ccccccccuunnnnnee Management .........ccccocoiiiiiiinnnnne 700,000 .. f e . NO...... 0.....
Constellation Insurance Holdings, Inc Ownership, Board of Directors, Constellation Insurance Holdings, Inc
L0704 ] e e 00000 ... | weeemmmimmeeeen [0 i |0 i | e Ohio National Seguros de Vida S.A. ............ LPER....]....... IA........ ON Netherlands Holdings B.V. .................. Management .........ccccccoiiiiiiinnnnne 700,000 . f e . NO...... 0.....
Constellation Insurance Holdings, Inc Ounership, Board of Directors, Constellation Insurance Holdings, Inc
L0704 [ e [ e 00000 31-1702660 .. [0 .ooovevveeen [0 e | e ON Global Holdings, SMLLC ......cceveuveercvneene LDE] NIA....... ON Nether lands Holdings B.V. .......ccccceeene Management .........cocveeemiueernneennns 100,000 ... f e -.No...... 0...
Constellation Insurance Holdings, Inc Ownership, Board of Directors, Constellation Insurance Holdings, Inc
L0704 ] e e 00000 ... | weeemmmimmeeeen [0 i |0 i | e Ohio National Sudamerica S.A. .......cccoeeeeenns JL ISR NIA....... ON Global Holdings, SMLLC .......ccceeeeeeennns Management .........ccccocoiiiiiiinnnnne 700,000 . f e . NO...... 0.....
Constellation Insurance Holdings, Inc Ounership, Board of Directors, Constellation Insurance Holdings, Inc
L0704 ] e e 00000 ... | weeemmmimmeeeen [0 i |0 s | e Ohio National Seguros de Vida S.A. ............ LOHLL IA........ Ohio National Sudamerica S.A. ................ Management .........ccccocoiiiiiiinnnnne 700,000 .. f e . NO...... 0.....
Constellation Insurance Holdings, Inc Ownership, Board of Directors, Constellation Insurance Holdings, Inc
L0704 ] e e 00000 ... | weeemmmimmeeeen [0 i |0 s | e AuguStar Seguros de Vida S.A. .......eeeeinnnnee LOHLL IA........ Ohio National Seguros de Vida S.A. .......... Management .........ccccocoiiiiiiinnnnne 199.250 L . NO...... 0.....
Constellation Insurance Holdings, Inc 0.N. International do Brasil Participagtes Ounership, Board of Directors, Constellation Insurance Holdings, Inc
L0704 [ e [ e 00000 ... | eveerieeenne |0 i |0 i [ s Ltda. oo CBRAL..) s IA........ ON Nether lands Holdings B.V. .......ccccceeene Management .........cocveeemiueernneennns 100,000 ... f e -.No...... 0...
Constellation Insurance Holdings, Inc Ownership, Board of Directors, Constellation Insurance Holdings, Inc
L0704 ] e e 67172 ....| 310397080 .. [0 ..oovvvvvvnne |0 weiiiiiiiiiii | e AuguStar Life Insurance Company ................ LOHe] e RE........ Constellation Insurance, Inc. ................ Management .........ccccocoiiiiiiinnnnne 700,000 . f e . NO...... 0.....
Constellation Insurance Holdings, Inc Ounership, Board of Directors, Constellation Insurance Holdings, Inc
L0704 ] e e 13575 ... [26-3791519 .. |0 .eeeeveeiiii |0 s | e Montgomery Re, INC. ...eeeeeeeeeeiiiiiiiiiiiiiiiies VT e IA........ AuguStar Life Insurance Company ............. Management ..........cccocoiiiiinnnnne 700,000 .. f e . NO...... 0.....
Constellation Insurance Holdings, Inc Ownership, Board of Directors, Constellation Insurance Holdings, Inc
L0704 ] e e 15363 ... [80-0955278 .. |0 ..eeeveeeennn |0 e | e Kenwood Re, INC ooeeeeeeeeeieiieeieeeeeeeeeeeeees VT e IA........ AuguStar Life Insurance Company ............. Management .........ccccocoiiiiiiinnnnne 700,000 . f e . NO...... 0.....
Constellation Insurance Holdings, Inc Ounership, Board of Directors, Constellation Insurance Holdings, Inc
L0704 ] e e 15855 ... [47-4249160 .. |0 ..oeeveveennn |0 s | e Camargo Re Captive, INC. ......evveeeeveeiiiinnnne LOHe] s IA........ AuguStar Life Insurance Company ............. Management .........ccccocoiiiiiiinnnnne 700,000 .. f e . NO...... 0.....
Constellation Insurance Holdings, Inc Ownership, Board of Directors, Constellation Insurance Holdings, Inc
L0704 ] e e 16481 ....[83-2532656 .. |0 ...eeveveennn |0 e | e Sunrise Captive Re, LLC ....eevveeinniiiiiiiiinenee LOHe] s IA........ AuguStar Life Insurance Company ............. Management .........ccccocoiiiiiiinnnnne 700,000 .. f e . NO...... 0.....
Constellation Insurance Holdings, Inc Ounership, Board of Directors, Constellation Insurance Holdings, Inc
L0704 ] e e 00000 ... | weeemmmimmeeeen [0 i |0 s | e Constellation Re Holdings Bermuda, LLC ....... LDE] e NIA....... AuguStar Life Insurance Company ............. Management .........ccccocoiiiiiiinnnnne 700,000 .. f e . NO...... 0.....
Constellation Insurance Holdings, Inc Ounership, Board of Directors, Constellation Insurance Holdings, Inc
L0704 ] e | s {00000 R | R ) B L Constellation Re (Bermuda) Ltd. ................ LB IA........ Constellation Re Holdings Bermuda, LLC .... |Management ............ccccoiiiiiiininiss 100,000 L. e . NO...... 0...
Constellation Insurance Holdings, Inc Ounership, Board of Directors, Constellation Insurance Holdings, Inc
L0704 ] e e 89206 ....|31-0962495 .. [0 ..oovvvrreenn |0 eiiiiiiiiiiiis | e AuguStar Life Assurance Corporation ........... LOHe] s IA........ AuguStar Life Insurance Company ............. Management .........ccccocoiiiiiiinnnnne 700,000 .. f e . NO...... 0.....
Constellation Insurance Holdings, Inc Constellation Insurance Holdings, Inc
L0704 ] e e 00000 ....|99-6327236 .. [0 ...coevvveeee |0 weiiiiiiiiiiis | e ALAC Investment Trust ......ooovviviiiiiiiiiiiinnnes LDE] e NIA....... AuguStar Life Assurance Corporation ........ Ownership, Management ................. 21001000 ... | e . NO...... 0.....
Constellation Insurance Holdings, Inc Ounership, Board of Directors, Constellation Insurance Holdings, Inc
L0704 ] e e 85472 ....| 13-2740556 .. [0 ...oovvvveene |0 eeiiiiiiiiiiis | e National Security Life and Annuity Company . |..NY.....]....... IA........ AuguStar Life Insurance Company ............. Management .........ccccocoiiiiiiinnnnne 700,000 .. f e . NO...... 0.....
Constellation Insurance Holdings, Inc AuguStar Variable Insurance Products Fund, Ounership, Board of Directors, Constellation Insurance Holdings, Inc
L0704 ] e e 00000 ... | weeemmmimmeeeen [0 i |0 s | e INC. e D NIA....... AuguStar Life Insurance Company ............. Management .........ccccocoiiiiiiinnnnne 700,000 . f e . NO...... 0.....
Constellation Insurance Holdings, Inc Constellation Insurance Holdings, Inc
L0704 ] e e 00000 ... 99-2958901 .. [0 ..eevvvrvenne |0 weiiiiiiiiiiis | e Andromeda Funding, LLC ......ccccooiiiiniininnnnee LDE] e NIA....... AuguStar Life Insurance Company ............. Contractual Control .................... 0000000 et | e . NO...... 0.....
Constellation Insurance Holdings, Inc Constellation Insurance Holdings, Inc
L0704 ] e e 00000 ....|99-2979439 .. [0 ...oovvrreven |0 wiiiiiiiiiiiis | e Antlia Funding, LLC .....cooeeeieiniiiis LDE] e NIA....... AuguStar Life Insurance Company ............. Contractual Control .................... 0000000 et | e . NO...... 0.....
Constellation Insurance Holdings, Inc Constellation Insurance Holdings, Inc
L0704 ] e e 00000 ....|99-3018342 .. [0 ..oevvvvveeee |0 weiiiiiiiiiii | e Cassiopeia Funding, LLC ..........eevveveennnnnnnee LDE] e NIA....... AuguStar Life Insurance Company ............. Contractual Control ............c....... 0000000 i | e . NO...... 0.....
Constellation Insurance Holdings, Inc Constellation Insurance Holdings, Inc
L0704 ] e e 00000 ....|99-2946414 .. [0 ..ooevvvvvnne |0 wiiiiiiiiiiii | e Orion Funding, LLC oooeeeeeeeieeeeeeeeeeeeeeeeees LDE] e NIA....... AuguStar Life Insurance Company ............. Contractual Control ............c....... 0000000 i | e . NO...... 0.....
Constellation Insurance Holdings, Inc Constellation Insurance Holdings, Inc
L0704 ] e e 00000 ... | weeemmmmmmeeeen [0 i |0 i | e Cetus Funding, LLC oooeeeeeeeeeieeeeeeee e LDE] e NIA....... AuguStar Life Insurance Company ............. Ownership, Management ................. 2100.000 ... | eeeeee s . NO...... 0....
Constellation Insurance Holdings, Inc Constellation Insurance Holdings, Inc
L0704 ] e 00000 ....] e [0 i [0 i | s ALIC Investment Trust .....ocoovvvviviiiniiiinnnnns LDEL s NIA....... AuguStar Life Insurance Company ............. Ownership, Management ................. 2100.000 ... ] . NO...... 0....
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1 2 3 4 13 14 15 16
Type If
of Control Control
(Ownership, is Is an
Name of Securities Relation- Board, Owner- SCA
Exchange Domi- ship Management, ship Filing
NAIC if Publicly Traded Names of ciliary to Attorney-in-Fact, Provide Re-
Group Company ID Federal (U.S.or Parent, Subsidiaries Loca- | Reporting Directly Controlled by Influence, Percen- Ultimate Controlling quired?
Code Group Name Code Number RSSD CIK International) Or Affiliates tion Entity (Name of Entity/Person) Other) tage Entity(ies)/Person(s) (Yes/No) *
Constellation Insurance Holdings, Inc. Constellation Insurance Holdings, Inc
L0704 ] e e 00000 ....|99-6758410 .. |0 ............. 0 e | e ALIC 2024 Investment Vehicle 1 .................. LDE] e NIA....... AuguStar Life Insurance Company ............. Ownership, Management ................. 21001000 ... | e .. NO...... 0
Constellation Insurance Holdings, Inc Constellation Insurance Holdings, Inc
L0704 ] e e 00000 ....|99-6758461 .. |0 ............. 0 e | e ALIC 2024 Investment Vehicle 2 .................. LDE] e NIA....... AuguStar Life Insurance Company ............. Ownership, Management ................. 21001000 ... | e .. NO...... 0
Constellation Insurance Holdings, Inc Constellation Insurance Holdings, Inc
L0704 ] e e 00000 ....|99-6758524 .. |0 ............. 0 e | e ALIC 2024 Investment Vehicle 3 .................. LDE] e NIA....... AuguStar Life Insurance Company ............. Ownership, Management ................. 21001000 ... | e .. NO...... 0
Constel lation Insurance Holdings, Inc. Ownership, Board of Directors, Constel lation Insurance Holdings, Inc
L0704 ] e e 00000 ....|99-4156982 .. |0 ............. 0 e | e AuguStar Mortgage, Inc. ..oooooveeeeiiiiiiiiiinens LDE] e NIA....... AuguStar Life Insurance Company ............. Management .........ccccocoiiiiiiinnnnne 700,000 .. f e .. NO...... 0
Constel lation Insurance Holdings, Inc. Ownership, Board of Directors, Constel lation Insurance Holdings, Inc
B 7 R DR 00000 ....|31-1454699 .. [0 ............. [ AuguStar Distributors, Inc. ....ccooeeeeiieeiinns LOHL NIA....... Constellation Insurance, Inc. ................ Management .........ccccocoiiiiiiinnnnne 100,000 ca. ] e LGYES.LL U | R
Constellation Insurance Holdings, Inc. Ounership, Board of Directors, Constellation Insurance Holdings, Inc
L0704 ] e e 00000 ....|31-0742113 .. {0 ....cevennen 0 e | e The 0.N. Equity Sales Company ..........ccccce... L OH] s NIA....... Constellation Insurance, Inc. ................ Management .........ccccocoiiiiiiinnnnne 700,000 .. f e .JYES. 0
Constel lation Insurance Holdings, Inc. Ownership, Board of Directors, Constel lation Insurance Holdings, Inc
L0704 ] e e 00000 ....|32-0071428 .. |0 ............. 0 e | e Ohio National Insurance Agency, Inc. .......... L OH] s NIA....... The 0.N. Equity Sales Company ................ Management .........ccccocoiiiiiiinnnnne 700,000 . f e .. NO...... 0
Constellation Insurance Holdings, Inc. Ounership, Board of Directors, Constellation Insurance Holdings, Inc
L0704 ] e e 00000 ....|31-0784369 .. |0 ............. 0 e | e 0.N. Investment Management Company ............ L OH] s NIA....... The 0.N. Equity Sales Company ................ Management .........ccccocoiiiiiiinnnnne 700,000 .. f e .. NO...... 0
Asterisk
T, R LTI TSP P S UPR PSRN
2 e Nominee Holder ...
3 s General Partnership ..

b Limited Partnership ..




STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SUPPLEMENTAL EXHIBITS AND SCHEDULES INTERROGATORIES

The following supplemental reports are required to be filed as part of your statement filing. However, in the event that your company does not transact the type of
business for which the special report must be filed, your response of NO to the specific interrogatory will be accepted in lieu of filing a “NONE” report and a bar code will
be printed below. If the supplement is required of your company but is not being filed for whatever reason enter SEE EXPLANATION and provide an explanation following
the interrogatory questions.

Response
Will the Trusteed Surplus Statement be filed with the state of domicile and the NAIC with this statement? .............cccccoveveennn NO
Will the Medicare Part D Coverage Supplement be filed with the state of domicile and the NAIC with this statement? ...... NO

Will the Reasonableness of Assumptions Certification required by Actuarial Guideline XXXV be filed with the state of domicile and

€lECtTONICAIIY With The NAIC? .........ooeieieeeeeee ettt ettt e et e e e ens e e te s e s es s s saete s s ee s s seeteteses s s saesesesesansnsssetasssensssesesesasensnsnsetesesensnensesas NO
Will the Reasonableness and Consistency of Assumptions Certification required by Actuarial Guideline XXXV be filed with the state of

domicile and electronically with the NAIC? ...
Will the Reasonableness of Assumptions Certification for Implied Guaranteed Rate Method required by Actuarial Guideline XXXVI be

filed with the state of domicile and electronically With the NAIC? ..............cooueieiiiiiceeeiee e eeee e s et es s sae et s s s esae s s s eneeen NO
Will the Reasonableness and Consistency of Assumptions Certification required by Actuarial Guideline XXXVI (Updated Average

Market Value) be filed with the state of domicile and electronically with the NAIC? ..........ccoiiiii e NO
Will the Reasonableness and Consistency of Assumptions Certification required by Actuarial Guideline XXXVI (Updated Market Value)

be filed with the state of domicile and electronically With the NAIC? ...t NO
Will the Life PBR Statement of Exemption be filed with the state of domicile by July 1st and electronically with the NAIC with the

second quarterly filing per the Valuation Manual (by August 15)? (2nd Quarter Only) The response for 1st and 3rd quarters should be

N/A. A NO response resulting with a bar code is only appropriate in the 2nd quarter. In the case of an ongoing statement of exemption,

enter "SEE EXPLANATION" and provide as an explanation that the company is utilizing an ongoing statement of exemption. .............. N/A

YES

AUGUST FILING

Will the regulator-only (non-public) Communication of Internal Control Related Matters Noted in Audit be filed with the state of domicile
and electronically with the NAIC (as a regulator-only non-public document) by August 1? The response for 1st and 3rd quarters should
be N/A. A NO response resulting with a bar code is only appropriate in the 2nd QUArET. ............ccociiiiiiiiii e N/A

Explanation:

Bar Code:

T RO
6 7 1 7 2 2 0 2 5 4 9 0 0
TR A AT R
6 7 1 7 2 2 0 2 5 3 6 5 0
Reasonableness of Assumptions Certification required by Actuarial Guideline
XXXV [Document Identifier 445]
6 7 1 7 2 2 0 2 5 4 4 5 0 0
Reasonableness of Assumptions Certification for Implied Guaranteed Rate
Method required by Actuarial Guideline XXXVI [Document Identifier 447]
6 7 1 7 2 2 0 2 5 4 4 7 0 0
Reasonableness and Consistency of Assumptions Certification required by
Actuarial Guideline XXXVI [Document Identifier 448]
6 7 1 7 2 2 0 2 5 4 4 8 0 0
Reasonableness and Consistency of Assumptions Certification required by
Actuarial Guideline XXXVI (Updated Market Value) [Document Identifier 449]
6 7 1 7 2 2 0 2 5 4 4 9 0 0

0

o
—

0 1
0 1
0 1
0 1
0 1
0 1

o o
I — E—
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

OVERFLOW PAGE FOR WRITE-INS

Additional Write-ins for Assets Line 25

Current Statement Date

4

1 2 3 December 31
Net Admitted Assets Prior Year Net
Assets Nonadmitted Assets (Cols. 1-2) Admitted Assets
2504. State taxes recoverable ... e 1,765,504 |0 | 7,765,504 |.coooveees 7,765,504
2505. Broker dealer other receivables .. 5,187,087 |... 5,097,772
2506. Admitted Disallowed IMR ......cocoooovoveiiicieeeeecceeeeeeeeeeeeeeeeeeeiens Joveieeeierernnnn 9,207,172 el O [ 5,207,172 |....ocoonc.... 4,966,864
2507.  Fund revenue receivable ... oo 2,822,225 o0 | 2,422,225 |.covoe 2,590,613
2508. Qther receivables .............. .. ...53,265
2509. Prepaid overfunded pension ..........ccooeevviieierecieieieeeeeeeeeeeeseeeeeeees Joeeveeinenenn 20,209,374 | 20,209,374 [ O [ 0
2510. Prepaid expenses ............ ...0
2511, Surplus note isSUANCE COSES ..o [oreeveieeeneneneeeee 12,888 | 12,433 [l O [ 0
2597. Summary of remaining write-ins for Line 25 from overflow page 52,512,086 31,930,008 20,581,988 20,474,018
Additional Write-ins for Liabilities Line 25
1 2
Current December 31
Statement Date Prior Year
2504, UNCIAIMEA TUNGAS ...vvivieiiieisietetctet ettt sttt et s bbb st s bbb b e s s et e s et s b et esese e s ssesesesesesennns [oannenennnssasenas 4,525,270 |...coovennneee 4,159,897
2505.  Liability for plan DENeTits ..ottt n e ennens [ern s 1,834,389 ..o 1,891,856
2597.  Summary of remaining write-ins for Line 25 from overflow page 6,359,659 6,051,753
Additional Write-ins for Summary of Operations Line 8.3
1 2 3
Current Year Prior Year Prior Year Ended
To Date To Date December 31
08.304. Reinsurance CeAed Trails ... | 1,148,751 | 1,333,310 oo 5,018,717
08.305. Miscellaneous gains/(10SSES) .....cccoivivieieieieueeeeeeeeeieeeteeeeeee et nen e essnenns |oaeneseeeenenenenenens 20, O8T oo (43,338) [ 1,443,652
08.306. M&E Income ceded for SA ModCO FEINSUFANCE ........coc.ooooveeeeeeeeeeeeeeeeeeeeeeee e e 527, 457, (171,524,042)
08.397. Summary of remaining write-ins for Line 8.3 from overflow page (39,353,203) (42,167,528) (165,061,673)
Additional Write-ins for Summary of Operations Line 27
1 2 3
Current Year Prior Year Prior Year Ended
To Date To Date December 31
2704.  Health surrender Denefits ...ttt oesesenn e 211,196 .o 391,126 | 1,564,592
2705, ModCO TESEIVE @l TOWANCE .....coeeivvviiieciiteteiee ettt be s enans oesesesnanans (156,166, 109)|.............. (401,428,479)|........... (1,339,029,543)
2797. Summary of remaining write-ins for Line 27 from overflow page (155,954,913) (401,037,353) (1,337,464 ,951)
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE A - VERIFICATION

Real Estate

1 2
Prior Year Ended
Year to Date December 31
1. Book/adjusted carrying value, DECemMDEr 31 OF PIrIOT YEAT ..........cvoveveveveeeeeeeeeeieieteteteeeee et eses st eseaess s sesssesesesnanas [eoeseeenenenenas 23,493,004 |................. 23,592,521
2. Cost of acquired:
2.1 Actual cost at iMe OF ACQUISITION ...........ccviuiiietetcecececceece ettt ettt st e e s s s st et eseseass s s s st esesessasananns |oeseeseseeeseueseieseeeeeeneeas (O RN 0
2.2 Additional investment made after CQUISITION ................c.cueuiuiuiiieieiieicie ettt et et ee st es s s esesssnenenenes | |oeeeseseeeseaeseieseeneeenenas (1 1,330,581
3. Current year Change iN €NCUMDIANCES .........coiuiiiiiiiiiii ettt ettt a e bt e bt e be et e e bt eabesaeesaeesaeesbeeabeeabeenbeenteenneennesnnes [onseensenssenssense e e eaaeas (O RN 0
4. Total gain (I0SS) ON GISPOSAIS .......c.cveveveveuieieiieieteteteeeeeeete et es et easssas s e te s et et essas s st sesesesessasssssssesesesesesssssssssesesesesesssnsasssesas [eoesesesesnseseseeeeeaeieneeaes (O RN 0
5.  Deduct amounts reCeiVed ON AISPOSAIS ...........ccocvovveveueueeeeeeiiieieteteteeeesaes st esesesess s s s sesesesessassssssesesesesesessssssassesesesessasanans [oeseseseseseseaeaesenesenerenas (O RN 0
6. Total foreign exchange change in book/adjusted Carrying VAlIUE ............cooiiiiiiiiiiiiiieii ettt sbeesiees [eeeenne e (O RN 0
7. Deduct current year’s other than temporary impairment reCOGNIZEA ............coouiiiiiiiiie it ees [oeeeee e (O RN 0
8. Deduct CUITENt YEAr'S AEPIECIALION .........c.cveveecececeeeeeeeeeceeeeeeteeeeecaesesesesesssassesesesssssesesesesssssssssesesssssssssesesassssnsssesesanssananssssnnas [oesesesssscsesesenanns 460,470 |. ...1,430,008
9. Book/adjusted carrying value at the end of current period (Lines 1+2+3+4-5+6-7-8) . 23,032,534 |. . 23,493,004
10. Deduct total NONAAMILEEA GIMOUNES .........c.cveviuiuieieiieieteteececec ettt ettt s s as s s s s et et eseasas s s s et et esesessanssssesesesessassnnnas [reseseeeteaeieneenee e eeeaene [0 U 0
11. Statement value at end of current period (Line 9 minus Line 10) 23,032,534 23,493,004
SCHEDULE B - VERIFICATION
Mortgage Loans
1 2
Prior Year Ended
Year to Date December 31
1. Book value/recorded investment excluding accrued interest, December 31 Of PriOr YEaI ............cceueiiieivereriiieieeseereeiseessens [oeececeeeees 1,669,672,227 |............ 1,197,158,480
2. Cost of acquired:
2.1 Actual cost at ime OF ACQUISITION .........coviiieeeecececceeeee ettt e s es e eanas s s seseseseaesessnnnssannanns |eeeseseneenees 224,693,280 |.............. 620,669,242
2.2 Additional investment made after ACQUISILION ...............c.cieviuieiiiieiice ettt ettt tese e se st ee et e st eassaensssesssseresnans [eoeeseeeneseeseienneaes 11,667 | 0
3. Capitalized deferred INtErest aNd OtNET ...........c.iiiiiii ettt et st e s e sbeesbeesbe e beenbesssesnnesnees |oeeessessee i e iae s eaeas 0 e 0
4. ACCTUAD OF GISCOUNT ...ttt ettt et s ettt e bt ettt e s b et ettt esebetetnas [omsnsnananseman s snaeeeaen s s [V 105,352
5. Unrealized valuation INCrEASE/(AECIEASE) ..........ciuiiuiiiiitiiieiti ettt bbbt bbb bbbt bbbt bbbt bt bbbttt be bt [emeee et e e [0 0
6. Total gain (I0SS) ON QISPOSAIS .....c.cueueuiriiieieieeeieieeeie ettt ettt esese et s st eseseses e e e s s eseseseseses e s s seseseseseneenssesesesenens [oesesesseseeeeaeaeaennanennas [0 0
7.  Deduct amounts reCeiVed ON AISPOSAIS ..........cccviveueueueeeeeeeeeeeeteeeeee e eeeeee et se e e e e e s et et e s e s e tes et et eesesasas e seseseeeenananeeaes 28,758,273 |. 146,716,017
8. Deduct amortization of premium and mortgage interest points and commitment fees ............. .646,911 |. ...1,544 830
9. Total foreign exchange change in book value/recorded investment excluding accrued interest .............cccooeveieneiencnienenes foovmnee [0 0
10. Deduct current year’s other than temporary impairment reCOGNIZEA ...........ccccuiiiiiiiiiiiii s [reese e [0 0
11.  Book value/recorded investment excluding accrued interest at end of current period (Lines 1+2+3+4+5+6-7-8+9-10) ......... |-ceeeeueeee. 1,864,971,990 |............ 1,669,672,227
12, Total valuation @lIOWANCE .............c.ociiiiii e s e e s e e e s e e e s s e aeaas [rR e R e e e [0 0
13, SUDLOtAl (LINE 11 PIUS LINE 12) w...evvieiiiieicieieiiceiete ettt s et s st s s e st sessnsnsesesenans |erscececenes 1,864,971,990 |............ 1,669,672,227
14.  Deduct total nonadmitted @MOUNLS ...........c.oiiii s [reeee e [0 0
15. Statement value at end of current period (Line 13 minus Line 14) 1,864,971,990 1,669,672,227
SCHEDULE BA - VERIFICATION
Other Long-Term Invested Assets
1 2
Prior Year Ended
Year to Date December 31
1. Book/adjusted carrying value, December 31 Of PriOF YEAT ..........c.c.cueueueiiieeieieeeeeeeee ettt eaeass s s s sessnnnas [eeeeeeeeeeieiens 350,110,329 |.coovneee. 326,740,207
2. Cost of acquired:
2.1 Actual cost at time Of ACQUISITION .........c.coviieieeeeeecececcceee ettt ettt ettt es s san s s sesesesessasnnnns |oeeeesenseeeeaene 58,344,475 |...ocovie 80,535,226
2.2 Additional investment made after acquisition . 41,766,521 |. 157,131,082
3. Capitalized deferred INtEreSt NG OtNET ...........c.ccocveiiiiiieeecteeieceee ettt ettt ea st s s se et ss et e sesesesesssesssesesesesesnns [eeseseeeseseeeaeaeseenenenenas (O RN 0
4. ACCTUAI OF GISCOUNL ...ttt ettt st s et ea e s s s st es et e s essas s as st esesesessss s s st et esessssasssssesesesessasasanananas [eoesesennneneseeeeeaene 50,884 | 1,445
5. Unrealized valuation INCrEASE/(AECIEASE) .............cvcveueviuieieeeeeeseeeteteseseeees et et e tetesesesssesssesssesesesessas et st ssesesesesessasesssssasesesesesssnsans [seseseseneseeenens 7,464,864 |................. 25,867,962
6. Total gain (I0SS) ON QISPOSAIS .......c.ceoviiieeeeeececeeie ettt eeeaea sttt a sttt s e s s s e s s s s s et et essssssasssesesesessssannasssesesesesnanas |oeeseseseaeaenens (1,765,908) ..o 0
7. Deduct amounts received ON AISPOSAIS ..........cciuiiiiiiiiieie ettt et e e s h e sb e e et e b e eaeeese e e st e eaeenae e seeneebe et e enreaneen
8. Deduct amortization of premium, depreciation and proportional @mortization ..............cccceieiiiiiniene e
9. Total foreign exchange change in book/adjusted Carrying ValUE ............couoiiiiiiiiiiiiiiie e
10. Deduct current year’s other than temporary impairment recognized
11.  Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5+6-7-8+9-10)
12.  Deduct total NONAdMIttEd @MOUNTS .........iiuiiiiiie ettt e et et e e s e e ae e e s e e eaeesaeees e e naeenseeseenseenneeneeaneeeneann
13.  Statement value at end of current period (Line 11 minus Line 12) 431,446,583 350,110,329
SCHEDULE D - VERIFICATION
Bonds and Stocks
1 2
Prior Year Ended
Year to Date December 31
1. Book/adjusted carrying value of bonds and stocks, December 31 Of Prior YEA ...........cccceeeiiririeieieieieeeeseseeieeeee e [eoeeeeens 8,598,054,484 6,810,765,317
2. Cost of bonds and Stocks aCQUIr€d .............cc.eevveueeeueeereieieeeeeeeeeeveeeieenne ...402,928,463 |. 3,631,110,318
3. ACCTUAI OF QISCOUNT ...ttt s et s et st s et ns s [roeninaeninisnineas 3,217,641 | 4,803,958
4. Unrealized valuation iNCrEASE/(AECIEASE) ...........ceuiurierirereriiiieseseseseiseseseseseses st esssse s s st sssss s st st sssesesesessssssesesasassssnsesesesesssnns [eessacscesesnanas (7,816,786)|-.cecvennene 158,565,299
5. Total gain (I0SS) ON GISPOSAIS ......c.c.viuiuiueieiiiieseieteieiisesesete st st ettt s s st s s sssses et s s s sses et s s s snsesesessssssnsesesessansnsesesesnsnns [oesessacaceeeen (1,363,994)|.....ccncc.... 19,808,335
6. Deduct consideration for bonds and StOCKS AISPOSEA OF ...........c.cveveuiueuiiiieieeeeeeee e et ese e e s eseseseseseasananans [oeeseeeeesenens 545,880,047 |............ 2,018,324 ,530
7. Deduct amortization OF PrEMIUM ...........c.ciiiiuiiitiictee ettt ettt ettt e st ese st ese st eteeaete s ebe s et ess et esssaessssessssessssesessesessetessasessans [oeeseneesennneieas 3,431,034 |..cooovnee 4,538,454
8. Total foreign exchange change in book/adjusted CAITYING VAIUE ..............ceueueuruiiiniiirisieieieteseie sttt sesesesens e [oeeeeeneaseenenens 2,188,751 | (468,529)
9. Deduct current year's other than temporary impairment FECOGNIZE .............c.cuiiuiuereriiriisieeseieiee et esssebe s 59,842 [ 52,513
10. Total investment income recognized as a result of prepayment penalties and/or acceleration fees ..............cccccouvverererernnnnns e (251,312) [ (3,614,717)
11.  Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5-6-7+8-9+10) .............. ..8,447,586,324 |. 8,598,054 ,484
12.  Deduct total NONAAMIEEA @MOUNLS .......e.eeeeeeeeeeeee e e et e e et e et e et e et eeeeeeeeseeseeeeeeeeseeeeeseeseeseeeeeseeseeseeseeseesesseeseeseesessesnen |eeeeeeeneeeennes 29,933,881 |.cooeene 27,701,519
13. Statement value at end of current period (Line 11 minus Line 12) 8,417,652,443 8,570,352,965
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE D - PART 1B

Showing the Acquisitions, Dispositions and Non-Trading Activity

During the Current Quarter for all Bond
1

s and Preferred Stock by NAIC Designation

Book/Adjusted ? ’ ¢ Book/A:r)djusted Booklﬁ?djusted Book/A7djusted Book/Aadjusted
Carrying Value Acquisitions Dispositions Non-Trading Activity Carrying Value Carrying Value Carrying Value Carrying Value
Beginning During During During End of End of End of December 31
NAIC Designation of Current Quarter Current Quarter Current Quarter Current Quarter First Quarter Second Quarter Third Quarter Prior Year
ISSUER CREDIT OBLIGATIONS (ICO)
To INAIC T (8) ottt sttt [ 4,223,422, 147 |............. 295,488,645 |................ 404,273,131 |ooeie (23,959,687)|............ 4,090,677,974 ..o 0 o0 4,223,422, 147
2. INAIC 2 (8) ceeeeeeeeien ittt ettt ettt e e h s et £ e e heE R Rt e e e e R R R e Rttt s s s st b s et s e e s enenenens [roneneerens 2,047,788,250 |.......ccoone. 25,205,892 | 74,259,594 | 17,390,688 |............ 2,016,125,236 |..c.ovvvvvcccrernrieeenn O [0 [ 2,047,788,250
B NAIC B () ittt bbbt b et b et b ettt b [re e 91,005,592 |...cecvicieicrieeae 0 [ 11,721,587 | 2,187,978 | 81,471,983 | 0 0 e 91,005,592
L 7Y @2 - TP REUEPRRRSTTY SRR 14,921,235 | [ 201,000 oo 5,996,211 |...cocvne. 20,716,446 |...cocvvviccirneeee 0 i 0 [ 14,921,235
5. INAIC 5 (8) coveveeetetiiiei sttt ettt ettt a bt s s et et s b b e s st e s ke s s h bR s et s st sesetenene et s esesenesenens |eesnenenei e 12,387,597 | [V [V 7,001 | 12,394,598 |0 el 0 e 12,387,597
6. INAIC B (@) -ttt b etk e b bt b £ bbbkt b et b et b et bttt et e et e b 0 0 0 0 0 0
7. Total ICO 6,389,524,821 320,694,537 490,455,312 1,622,191 6,221,386,237 6,389,524,821
ASSET-BACKED SECURITIES (ABS)
NAIC 1 ... 1,069,243,149 65,000,680 |................. 51,148,218 |.................. 1,274,822 |............ 1,084,370,433 ..o 0 o0 1,069,243,149
9. NAIC 2 ettt b bbbt b et a et h e bt b et b et bt bt bt et e e eaesennes [e s 241,279,467 11,420,746 |..................5,509,835 |........ccccuvnnnee (743,237) 241,279,467
TO. NAIC 3 bbb bbbt bbbttt b et st [srre s 12,635,955 |..coviine. 4,812,500 |.eooririieeeenn 379,058 | 9,592 | 17,078,989 [ 0 el 0 e 12,635,955
R 72 (PSPPSR NSRRI 267,197 oo 0 Joeeeeeieieieeeenn 282 o (247,651) [ 19,304 [l 0 el 0 L 267,197
T2, INAIC B bbb bbbt bbbttt b et b et b e e bt eaes [seee et (U [V T [V [V 0 ooeereereeeeeereneeeeeen 0 [ 0 e 0
T30 INAIC B et b bt b et h £ bt bt b et bt bt et et ettt et et et e eeen ] 36,427 0 2,688 704 34,443 36,427
14.  Total ABS 1,323,462, 195 81,233,926 57,040,041 294,230 1,347,950,310 1,323,462, 195
PREFERRED STOCK
T8, INAIC T bbb bt b bbbttt st [srre s 10,000,000 |.....oocvveeviecrrieiricnne [V T [V [V 10,000,000 |......oorveeeereneeeririrnnen 0 Joererriiecrrneeee 0 s 10,000,000
1B, INAIC 2 et h bt e bbb b b ek ekt h et h et bttt bt ettt ettt e et e eneteneaes [rrenerenn e 6,551,600 |..coovveeieciciiricicine (RSN (U (103,800 [-..vveeveeene 6,447,800 |..ccvvvrniceinnneee 0 i 0 o 6,551,600
17.
18.
19.
20.
21, Total Preferred STOCK ..o 16,551,600 0 0 (103,800) 16,447,800 16,551,600
22. Total ICO, ABS & Preferred Stock 7,729,538,616 401,928,463 547,495,353 1,812,621 7,585,784,347 7,729,538,616
(a) Book/Adjusted Carrying Value column for the end of the current reporting period includes the following amount of short-term and cash equivalent bonds by NAIC designation:
NAICT $ o 0 ; NAIC2 $ .o 2,503,873 ; NAIC3 $ oo 0 NAIC4 $ e 0 ; NAIC5 $ oo 0 ; NAICB $ oo 0




STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE DA - PART 1

Short-Term Investments

4 5
Paid for
Interest Collected Accrued Interest
Actual Cost Year-to-Date Year-to-Date
7709999999 Totals
SCHEDULE DA - VERIFICATION
Short-Term Investments
1 2
Prior Year Ended
Year To Date December 31

1. Book/adjusted carrying value, December 31 Of PriOr YEAI .......cc.ooiiiiiiiieiieeeeee ettt sseesneeneeneennees [eesiesnesiesisssse e s saesinesins [oaeeee e s

2. Cost of short-term investments acquired

3. Accrual of discount ...

4. Unrealized valuation increase/(decrease) ...........

5. Total gain (loss) on disposals ...

6. Deduct consideration received on disposals

R O I=Yo [¥Te: =To o LoT g (4= i o g I}l o4 =14 41Uy o ST PTUR RO PR RO

8. Total foreign exchange change in book/adjusted carrying value

9. Deduct current year’s other than temporary impairment reCOGNIZEA ............coouiiiiiiiiiiiie e ses oo s s [ore s
10. Book/adjusted carrying value at end of current period (Lines 1+2+3+4+5-6-7+8-9) ........coiiiiiiiiiiiieie s oo oo
11.  Deduct total nonadmitted amounts
12. Statement value at end of current period (Line 10 minus Line 11)
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE DB - PART A - VERIFICATION

Options, Caps, Floors, Collars, Swaps and Forwards

Book/Adjusted Carrying Value, December 31, prior year (LiNE 10, PHIOF YEAT) ........ccviveeiuereriiiiisieetesssssssssesesssssessssesessssssssssesessssssssssesesessssssssesessssnsns sesesesessssses 178,458,456
Cost Paid/(Consideration ReCEIVEd) 0N AATIIONS ............c..cuevrueieeiieceeieie ettt sttt s st s s s s s e s s s s s e s s s s s e s s s e s s sesnsesansanas ebesseessscsises 71,997,414
Unrealized Valuation INCIEASE/(AECTEASE) ................c.veeveeereeeeieeeeeeeeseseeseses s sae s sasses st s s s s e s s e s s s s s s s s s s s s s s e s s st s s s s et e s s s s s s s s s s e s e semsesenans | fatiesssiesnseas (44,950,790)

SSAP No. 108 adjustments

Total gain (I0SS) ON tErMINALION FECOGNIZEM ..........euiveviiiieieieeteiet sttt eese sttt ees et be b st ses bbbt s sese s s e s s sese s s e bbb s e s es e bbb s s st b e b s essn e s et e b sassssnsntes febebesassesnees 21,533,418
Considerations received/(Paid) ON tEIMINALIONS .............cceueiiiiiieieieiicetetete sttt st s s et s s s e s s ese s s s s s esese s s s s s esesessssssnseses et s ssssssesessssnsnsesenans | fatstiesesisnenes 77,657,321
AATIOTHZAtION ... s s s e s2s e e e e e e e e e s e e s e s et ns | Sbesiens st (827,194)
Adjustment to the Book/Adjusted Carrying Value of Nedged HEM ... bbb n eireare e 0
Total foreign exchange change in BOOK/AGJUSIEA CAMYING VAIUE ..........c.cueueuiriiriririiieietetesesese sttt ss ettt sesese e sessesesesesesese st ssssesesesesenensssssses oeressesesesesnnens (189,492)
Book/Adjusted Carrying Value at End of Current Period (LiNes 14+2+3+4+5-8+7+8+9) .......c.coovuiuiueiiiiieiieieiieeeesesesesssese ettt ssanaes | stsseesesssnsnes 148,364,491
Deduct NONAAMIEEA @SSELS ... bbb b b s b b e e b e s E e s b e s h e e E e e b e e b e e E e e R R SR e E e R R R e R R e R e R e e e an s SReeEeaEeeeeeee e 0
Statement value at end of current period (LiNe 10 MINUS LINE T1) ....cvoiiuiueuiiiiiiiieteteiie ettt ettt sttt ss bbb ss st bbb s s snse bt sassnns ehebesaeneasees 148,364,491
SCHEDULE DB - PART B - VERIFICATION
Futures Contracts

Book/Adjusted carrying value, December 31 of Prior YEar (LINE 6, PHIOF YEAT).......c.c.c.cvwcrueueueeeeeeeaeseeeeesesesesesesesesssssssesesesssassssssssessssssssssesassssssssesasnas 2eesesasssssssees 13,338,743
Cumulative cash change (Section 1, Broker Name/Net Cash Deposits Footnote - Cumulative Cash Change COlUMN) ..........c.coovcueueueieeerececeeeeseeeeseaes ceeeseeeeeenens (10,555,390)
Add:

Change in variation margin on open contracts - Highly Effective Hedges
3.11 Section 1, Column 15, current year to date MiNUS ..........ccccoviiiiiiiiiis v 0
3.12 Section 1, COIUMN 15, PHOT YEAN .......cvevevieieeeieeeietetesieeeeeteveiesesessasenes eeeesesesssseseseseneeaesesees [0 R 0

Change in variation margin on open contracts - All Other
3.13 Section 1, Column 18, current year to date MiNUS ............ccccoeveveieieeies coerererereeeeneens 2,783,353
3.14 Section 1, Column 18, prior year 13,338,742 ................ (10,555,389) .....cove... (10,555, 389)
Add:

Change in adjustment to basis of hedged item
3.21 Section 1, Column 17, current year to date MiNUS ..........ccccoviiiiiiiiis e 0
3.22 Section 1, COIUMN 17, PHOT YEAN .......cvevevieieeeeieeeieteteseeeeeetese e sesessanenes eseeeesesssseseseseneeaesesees 0 e 0

Change in amount recognized
3.23 Section 1, Column 19, current year to date MiNUS ............ccccoeveveieeeies coerererereeieeeens 2,783,353
3.24 Section 1, Column 19, Prior YEAr PIUS ............ceveueveeeeeeeieieierereiseseeeies ererereseesenens 13,338,742
3.25 SSAP NO. 108 AJUSIMENTS ....vuveiieeereeirerireseeceeesese et rene | sssecesssesessseseceseseseasees (S (10,555,389) ....cocveennne (10,555,389)
T8 o) o) =TI (IR Lo i o g U Tl IR L= 0 PSP TPPTRATROY 0
Cumulative variation margin on terminated contracts during the year ............cccccociiiiiiiiinei s 0
Less:
4.21 Amount used to adjust basis of hedged item ... 0
4.22 AMOUNE FECOGNIZEA .......evveveeceeeeeieeteteeeee ettt eaeae s s st esesesessasans fesebesesesasaesssseneseseneaeas 0
4.23 SSAP NO. 108 AQJUSIMENLS ......c.ovvvieietceieceeeeeietete ettt seseeas seeeteseseseassesssseseseseneeas 0 e 0
T8 o) o) =TI (I Lo o o g UL IR 1= O TSP 0
Dispositions gains (losses) on contracts terminated in prior year:
5.1 Total gain (loss) recognized fOr tErMINALIONS IN PrIOT VAT ........ciuiiiiiiiiiiiee ettt ettt ettt a e e b e sh e e s bt e bt e bt ea et eae e eae e oaeesheeeb e e bt ea bt em bt embeembeeaeeaheeas Seseeesaeeseesasesanesaeesanaines 0
5.2 Total gain (loss) adjusted into the hedged item(s) for termiNatioNs IN PriOT YEAT .........co.iiiiiiie ettt et sa e b e e b e e beeas Seseeeaaeaseesasesaeesanesaeeaes 0
Book/Adjusted carrying value at end of current period (LINES 1+2+3.3-4.3-5.1-5.2) .......ccvueueueeceeeeeeeeeeeeeeeeeteseeeseeaesesesesesasaesesesesessssesssesasasssssassesassanas <eesasssssssesanns 2,783,353
Deduct total NONAAMIEA @MOUNLS ............oou et h e h e e e e e e E e e e e e ee oo e e e oo R e e Ee e R e SR e e R e e R e e R e £ e e £ R e e h e e ee e ee e Ee e eeseeseeseeaeeaee s mmemseeneeeeneeeeeeeeennnens 0
Statement value at end of current Period (LINE 6 MINUS LINE 7) ......c.cvvcrueueieeeeeeeceete e eeeescaetetesee st casae et esesssaesesesesessssssesesessssesesesesessssssesesesessssnassasasananas Snsesesesesasnns 2,783,353
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE DB - PART C - SECTION 1

Replication (Synthetic Asset) Transactions Open as of Current Statement Date

Replication (Synthetic Asset) Transactions

Components of the Replication (Synthetic Asset) Transactions

1 2 3 4 5 6 7 8 Derivative Instrument(s) Open Cash Instrument(s) Held
9 10 11 12 13 14 15 16
NAIC NAIC
Designation or Book/Adjusted Book/Adjusted Designation or Book/Adjusted
Other Notional Carrying Effective Maturity Carrying Other Carrying
Number Description Description Amount Value Fair Value Date Date Description Value Fair Value CUSIP Description Description Value Fair Value

91278*HP2 .......... Long Bond Replication ................ o 100,000,000 |............ 2,157,084 |........... (4,548,344)(09/23/2024 ..... 06/24/2025 ... Bond Forward .......ccceeeeeeiiiiiiiinns forvevvininnnnninnnnnnn 0 | (6,705,428) | ool Ares lvy Hill XIX Pvt Credit ...... TF o [ 2,157,084 |............ 2,157,084
91278*HP2 ... Long Bond Replication ... Bond Foruard ... 46604U-AB-2 . | Ares lvy Hill XIX Pvt Credit ...... 1 .. ...53,023,221 ...53,023,221
91278*HP2 ... Long Bond Replication ... Bond Foruard ... 694738-AA-9 . |Pacific Owl I, LLC ..ccoeeeiieennnns 1 .. ...40,000,000 ...40,000,000

912785H00 .
912784100 .

Long Bond Replication ...
Long Bond Replication ...

12776*KH9 .
12776*KH9 ...
12776*KH9 ...
12776*KH9 ...
12776*KH9 ...
12776*KH9 ...
12776*KH9 ...
12776*KH9 ...

91278% K5 .
Q1T ...
S1TBHES ...

91278*JJ4 .
91278*JJ4 ...
91278*JJ4 ...
91278*JJ4 ...
91278*JJ4 ...
91278*JJ4 ...
91278*JJ4 .

Corporate Bond Replication
Corporate Bond Replication
Corporate Bond Replication
Corporate Bond Replication
Corporate Bond Replication
Corporate Bond Replication
Corporate Bond Replication
Corporate Bond Replication

Long Bond Replication ...
Long Bond Replication ...
Long Bond Replication ...

Long Bond Replication ...
Long Bond Replication ...
Long Bond Replication ...
Long Bond Replication ...
Long Bond Replication ...
Long Bond Replication ...
Long Bond Replication

100,000, 00

0

0

0

0

0
20|
RN

0

0

0

0

0

.0
... 250,000,000 |...

.0
32,306,790 |...
20,911,627 |...

...2,996,054 |...
...4,928,401 |...
...2,985,476 |...
...2,991,976 |...
... 4,992,960 |...
...2,993,571 |...

.0
18,750,000 |...
..66,540,000 |...

.0
...25,614,319
...20,911,627

.8,023,108
....3,006,600
....2,966,970
....4,885,800
....2,979,660
....2,988,840
.... 4,954,400
....2,961,420

.0
... 14,695,123
...66,540,000

.0
...41,077,259
... 3,455,200

00/23/2024

10/03/2024 .....

10/04/2024

10/11/2024

06/24/2025

12/20/209 .....

10/07/2025

04/15/2025

Bond Forward
Bond Forward

Bond Forward
Bond Foruard ...
Bond Foruard ...

Bond Forward
Bond Foruard ...
Bond Foruard ...
Bond Foruard ...
Bond Foruard ...
Bond Foruard ...
Bond Forward

.0
... (5,667,452)

46657U-AB-8 .
836160-A-2 .

23331A-BS-7 .

36266G-AA-5 .
404121-AK-1 .

44107T-BC-9 .
69352P-AT-0 .
824348-BT-2 .

898813-AN-0 .

927804-GR-9 .

00263%-AA-0 .

31614C-AB-2 .
35138C-AE-4 .

002438-AA-3 .

00263*-AB-8 .
00640#-AA-0 .

31614C-AB-2 .

71685%-AA-1 .
716850-AA-9 .
78474T-AB-5 .

J;f.feries Credit Partners BDC
SOUP 7a Trust .

DR HORTON INC .
GE HEALTHCARE TECH INC .
HCA INC
HOST HOTELS & RESORTS LP .
PPL. CORPORAT ION
SHERWIN-WILLIAMS CO ..
TUCSON ELECTRIC POWER CO
VIRGINIA ELECTRIC & PONER CO

A.S.I.F Funding 1-Term Loan . .
Fidelity Direct Lending Fund | ....
Fox Hedge LP

Project Rembrandt - Adrian NAV ....
ASIF Funding 1-Term Loan
ADAMS STREET GLOBAL SECONDARY
Fidelity Direct Lending Fund | ....
GSAM Cyclone 2024
GSAM Skyline 2024 ....
Stone Point Capital

.0

...20,911,627

.... 2,996,833
.... 2,996,054
.... 4,928,401
... 2,985,476
.... 2,991,976
... 4,992,960
.... 2,993,571
.0

...66,540,000
...20,000,000
.0

... 3,455,200
...23,881,337
... 14,786,667
... 32,689,527
... 33,955,287
... 73,293,403

0.
...32,306,790

0
. 4,953,234 |..

0.
...18,750,000

0.
...46,601,106

0
. 4,851,650
...3,006,600
.... 2,966,970
... 4,885,800
... 2,979,660
.... 2,988,840
... 4,954,400
.... 2,961,420
.0

.0
18,750,000
...66,540,000
...20,000,000
.0

.0
46,734,711
... 3,455,200
...24,088,818

... 73,293,403

.0 . .0

.0 .. .0

.0 . .0

.0 .. .0

.0 . .0

.0 .. .0

.0 . .0 .0 .0
12776% MJ3 ... Corporate Bond Replication .. ,000 |... .. 3,910,150 12/20/2029 ..... D Swap ... .... 3,171,458 | 025537-AP-6 . | AMERICAN ELECTRIC POWER CO . ... 1,133,268 .738,692
12776% MJ3 ... Corporate Bond Replication .0 .. ... 2,992,127 |............ 2,004,930 CD Swap ... .. 0 | 030401-AZ-8 . | AMERICAN WATER CAP CORP .. ... 2,992,127 ... 2,004,930
12776% MJ3 ... Corporate Bond Replication .0 . ... 1,000,282 |............ 1,283,440 D Swap ... .. 0 | 0778FP-AH-2 . [BELL CANADA .... 1,999,282 ,283,440
12776% MJ3 ... Corporate Bond Replication .0 .. ,030,881 ... ....847,416 CD Swap ... .. 0| 097023-CP-8 . [BOEING CO .... 1,030,881 .847,416
12776% MJ3 Corporate Bond Replication .. .0 , 186,569 .860,296 D Swap . 0 [26138E-AY-5 . | KEURIG DR PEPPER INC .1,186,569 |.. .860,296
12776% MJ3 Corporate Bond Replication .. .0 ,207,276 .858,784 CD Swap . 0 [31428X-BE-5 . | FEDEX CORP .. 1,207,276 |.. .858,784
12776% MJ3 Corporate Bond Replication .. .0 ,032,000 778,706 D Swap . 0 [38141G-ZN-7 . | GOLDMAN SACHS GROUP INC .1,032,000 |.. 778,706
12776% MJ3 Corporate Bond Replication .. .0 ,990,798 .1,312,980 CD Swap . 0 [404119-CB-3 . | HCA INC ... 1,990,798 |.. ,312,980
12776% MJ3 Corporate Bond Replication .. .0 .998,698 .891,830 CD Swap . 0 [431282-AS-1 . | HIGHWOODS REALTY LP .998,698 |.. .891,830
12776% MJ3 ... Corporate Bond Replication .0 .. ,237,034 |... ....817,043 CD Swap ... .. 0 |458140-BV-1 . [ INTEL CORP .... 1,237,034 .817,043
12776% MJ3 ... Corporate Bond Replication .0 . .1,899,847 |............ 1,227,089 D Swap ... .. 0 |49271V-AK-6 . | KEURIG DR PEPPER INC .... 1,899,847
12776% MJ3 ... Corporate Bond Replication .0 .. 1,434,328 |... CD Swap ... .. 0 | 573284-AX-4 . [MARTIN MARIETTA MATERIAL . ... 1,434,323
12776% MJ3 ... Corporate Bond Replication .0 . ,107,083 |... . D Swap ... .. 0 | 58013M-FK-5 . | MCDONALDS CORPORATION .. .... 1,107,063
12776% MJ3 ... Corporate Bond Replication .0 .. ,015,310 |... ....768,644 CD Swap ... .. 0 |615369-AY-1 . |MOODYS CORPORATION ....1,015,310 .
12776% MJ3 ... Corporate Bond Replication .0 . 1,985,375 |............ 1,245,420 D Swap ... .. 0 |655844-CL-0 . | NORFOLK SOUTHERN CORP .. .... 1,985,375 . 1,245,420
12776% MJ3 ... Corporate Bond Replication .0 .. 1,007,082 |... CD Swap ... .. 0 | 68389X-BZ-7 . |ORACLE CORP ... 1,007,052 ....798,603
12776% MJ3 ... Corporate Bond Replication .0 . 1,131,654 [... D Swap ... .. 0 | 75513E-AC-5 . | RAYTHEON TECH CORP ... .... 1,131,654 ... 745,740
12776% MJ3 Corporate Bond Replication .. .0 ,988,133 CD Swap . 0 [824348-BP-0 . | SHERWIN-WILLIAMS CO .. .1,988,133 |.. ,214,660
12776* MJ3 Corporate Bond Replication .. .0 .997,522 CD Swap . 0 [92277G-AU-1 . | VENTAS REALTY LP .. .997,522 |..
12776* MJ3 ... Corporate Bond Replication .0 .. ,219,002 ... ....904,280 D Swap ... .. 0 | 96950F-AP-9 . [WILLIAMS PARTNER LP . .... 1,219,002
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SCHEDULE DB - PART C - SECTION 1

Replication (Synthetic Asset) Transactions Open as of Current Statement Date

Replication (Synthetic Asset) Transactions

Components of the Replication (Synthetic Asset) Transactions

1 2 3 4 5 6 7 8 Derivative Instrument(s) Open Cash Instrument(s) Held
9 10 11 12 13 14 15 16
NAIC NAIC
Designation or Book/Adjusted Book/Adjusted Designation or Book/Adjusted
Other Notional Carrying Effective Maturity Carrying Other Carrying
Number Description Description Amount Value Fair Value Date Date Description Value Fair Value CUSIP Description Description Value Fair Value

12776% M3 ......... Corporate Bond Replication ......... 20 e [ [V 5,000,000 |............ 5,225,022 | tooviiiiiiiiiiiin | e OD SHAP i (8038#-AT-5 . | Serco Group PLC ........cceeveeeeennne 20 e [ 5,000,000 |-...evvennns 5,225,022

. 0 .. . .0 .0
12776% MKO Corporate Bond Replication 1F ..25,000,000 . 8,234,074 (12/19/2024 12/20/2029 CD Swap . . 3,391,836 .3,121,062 [668138-AE-0 . | NORTHWESTERN MUTUAL LIFE . 1C . 7,941,189 |.. .5,113,012
12776* MKO Corporate Bond Replication .. 1F .0 . 3,159,090 CD Swap . .. 0 | 707567-AA-1 . | PENN MUTUAL LIFE INSURANCE CO 1F . 3,203,567 |.. . 3,159,090
12776% MKO ... Corporate Bond Replication ......... 1F ... .0 . .... 2,507,528 CD Swap ... 707567-AE-3 . | PENN MUTUAL LIFE INSURANCE CO ..... 1F .. ... 2,477,810 .... 2,507,528
12776% MKO ... Corporate Bond Replication ......... F ... .0 .. ... 2,590,390 D Swap ... 878091-BF-3 . | TEACHERS INSUR & ANNUITY ... .. ... 3,968,000 ... 2,590,390
12776% MKO ... Corporate Bond Replication ......... 1F ... .0 . o eieeeeee.. 4,351,884 CD Swap ... 878091-BG-1 . | TEACHERS INSUR & ANNUITY ... .. .... 5,701,502 .... 4,351,884
12776% MKO ... Corporate Bond Replication ......... F ... .0 .. ...3,963,293 |............ 2,641,140 D Swap ... 95765P-AE-9 . | WESTERN & SOUTHERN LIFE ............. 1F .. ... 3,963,293 .... 2,641,140
12776% MKO ... Corporate Bond Replication ......... P .. .0 . ....2,725,262 CD Swap ... 707567-AA-1 . | PENN MUTUAL LIFE INSURANCE CO ..... 1F .. ... 3,950,089 ... 2,725,262

.0 .. .0 .0

L0 e 0 e 0f .. . 0. .0

91278*K1 . Long Bond Replication 389,100,000 58,760,199 | 12/09/2024 06/10/2025 Bond Forward New Mountain Guardian IV PCF 1F 67,184,350 |.. 67,184,350
91278*K1 . Long Bond Replication .0 .5,478,686 Bond Forward Orion Infrastructure ... 20 .5,478,686 |.. .5,478,686
91278*K1 . Long Bond Replication .0 . 2,662,954 Bond Forward Gauge Capital 11 NAV 2 . 2,662,954 |.. . 2,662,954
91278*K1 . Long Bond Replication .0 . 3,573,366 Bond Forward . | Gauge Capital I11 NAV .. 20 . 3,573,366 |.. . 3,573,366
91278*K1 ... Long Bond Replication ... .0 .. ... 23,625,000 Bond Forward ... 03453A-AF-0 . | Andromeda Funding LLC ...23,625,000 ...23,625,000
91278* K1 ... Long Bond Replication ... L0 . ....5,687,500 Bond Forward ... 03453A-AH-6 . | Andromeda Funding LLC .... 5,687,500 .... 5,687,500
91278*K1 ... Long Bond Replication ... .0 .. ....3,500,000 Bond Forward ... 03453A-AK-9 . | Andromeda Funding LLC ... 3,500,000 ... 3,500,000
91278* K1 ... Long Bond Replication ... L0 . .... 2,625,000 Bond Forward ... 03453A-AM-5 . | Andromeda Funding LLC .... 2,625,000 .... 2,625,000
91278*K1 ... Long Bond Replication ... .0 .. ... 2,625,000 Bond Forward ... 03453A-AP-8 . | Andromeda Funding LLC ... 2,625,000 ... 2,625,000
91278*K1 ... Long Bond Replication ... .0 . ...19,250,000 Bond Forward ... 03719A-AD-5 . | Antlia Funding LLC ... ... 19,250,000 ... 19,250,000
91278*K1 ... Long Bond Replication ... .0 .. ... 4,375,000 Bond Forward ... 03719A-AF-0 . | Antlia Funding LLC ... ... 4,375,000 ... 4,375,000
91278* K1 ... Long Bond Replication ... .0 . .... 2,625,000 Bond Forward ... 03719A-AH-6 . | Antlia Funding LLC ... ... 2,625,000 ... 2,625,000
91278*K1 . Long Bond Replication .0 . 1,968,750 Bond Forward 03719A-AK-9 . | Antlia Funding LLC .1,968,750 |.. . 1,968,750
91278*K1 . Long Bond Replication .0 . 1,968,750 Bond Forward 03719A-AM-5 . | Antlia Funding LLC .1,968,750 |.. . 1,968,750
91278*K1 . Long Bond Replication .0 10,091,642 Bond Forward 055262-C8-6 . |BASF ............... 10,000,000 |.. 10,001,642
91278* K1 ... Long Bond Replication ... .0 . ....9,966, 165 Bond Forward ... 127374-AB-7 . | CSFV CORE Il LLC . ...12,000,000 ....9,966,165
91278*K1 ... Long Bond Replication ... .0 .. ...19,250,000 Bond Forward ... 148288-AD-5 . |Cassiopeia Funding LLC . 1B .. ... 19,250,000 ... 19,250,000
91278* K1 .... Long Bond Replication ... L0 . .... 4,375,000 Bond Forward ... 148288-AF-0 . | Cassiopeia Funding LLC . .. .... 4,375,000 .... 4,375,000
91278*K1 ... Long Bond Replication ... .0 .. ... 2,625,000 Bond Forward ... 148288-AH-6 . | Cassiopeia Funding LLC . 16 .. ... 2,625,000 ... 2,625,000
91278*K1 ... Long Bond Replication ... L0 . .... 1,968,750 Bond Forward ... 148288-AK-9 . | Cassiopeia Funding LLC . 2 .. .... 1,968,750 .... 1,968,750
91278*K1 ... Long Bond Replication ... .0 .. ....1,968,750 Bond Forward ... 148288-AM-5 . | Cassiopeia Funding LLC .... 3 ... ....1,968,750 ....1,968,750
91278*K1 ... Long Bond Replication ... .0 . ....1,518,073 Bond Forward ... 26252E-AL-3 . | DRYDEN SENIOR LOAN FUND .. 1A .. .... 1,670,000 ....1,518,073
91278*K1 ... Long Bond Replication ... .0 .. ....1,973,000 Bond Forward ... 381738-AL-7 . | GOLUB CAPITAL PARTNERS CLO LTD .... [1C .. ...2,000,000 ... 1,973,000
91278*K1 . Long Bond Replication .0 . 1,946,552 Bond Forward 381756-AC-1 . | GOLUB CAPITAL PARTNERS PRIVATE .... [2A .2,000,000 |.. . 1,946,552
91278*K1 . Long Bond Replication .0 . 3,128,630 Bond Forward 38175@-AH-0 . | GOLUB CAPITAL PARTNERS PRIVATE .... [2A .3,000,000 |.. . 3,128,630
91278*K1 . Long Bond Replication .0 . 3,280,667 Bond Forward 38178M-AA-5 . | GOLUB CAPITAL PARTNERS ABS FIN .... [ 1F .3,615,060 |.. .3,280,667
91278*K1 ... Long Bond Replication ... .0 .. ....3,008,789 Bond Forward ... 381938-AB-5 . | GOLUB CAPITAL PARTNERS FUNDING .... | 1F .. ... 3,000,000 ....3,008,789
91278*K1 ... Long Bond Replication ... .0 . Bond Forward ... 647551-C*-9 . | NEW MOUNTAIN FINANCE CORP ... 2 .. .... 1,000,000 ....986,652
91278*K1 ... Long Bond Replication ... .0 .. Bond Forward ... 64755B-AA-6 . | NEI MOUNTAIN GUARDIAN IV .... .. ...30,000,000 29,312,310
91278* K1 ... Long Bond Replication ... L0 . . Bond Forward ... 685947-AD-5 . [Orion Funding LLC .... B .. ... 19,250,000 ... 19,250,000
91278*K1 ... Long Bond Replication ... .0 .. ... 4,375,000 Bond Forward ... 685947-AF-0 . | Orion Funding LLC .... .. ... 4,375,000 ... 4,375,000
91278*K1 ... Long Bond Replication ... .0 . .... 2,625,000 Bond Forward ... 685947-AH-6 . | Orion Funding LLC .... 16 .. ... 2,625,000 ... 2,625,000
91278*K1 ... Long Bond Replication ... .0 .. . oeeeeeee.. 1,968,750 Bond Forward ... 685947-AK-9 . | Orion Funding LLC .... 2 .. ....1,968,750 ....1,968,750
91278*K1 ... Long Bond Replication ... .0 . ...1,968,750 |............ 1,968,750 Bond Forward ... 685947-AM-5 . | Orion Funding LLC .... 3 .. ....1,968,750
91278*K1 . Long Bond Replication .0 13,225,877 13,225,877 Bond Forward 78474T-AB-5 . | Stone Point Capital 1F 13,225,877 |..
91278*K1 . Long Bond Replication .0 11,652,240 Bond Forward 912810-TU-2 . | US TREAS BOND .... 1A 11,062,634 |..
91278*K1 . Long Bond Replication .0 . 1,354,392 Bond Forward 913366-KB-5 . | UNIV OF CALIFORNIA CA RGTS MED 1D .2,132,101 |..
91278*K1 . Long Bond Replication .0 20,038,084 Bond Forward G2964#-AA-7 . | AP Grange Holding LLC 2A 20,000,000 |..
91278*K1 . Long Bond Replication .0 21,962,914 Bond Forward G2964#-AA-7 . | AP Grange Holding LLC 21,681,754 |..
91278* K1 ... Long Bond Replication ... .0 .. , <eeeene... 23,400,000 Bond Forward ... .. .. 0 | G29716-AB-8 . | AP Pistachio LP ...23,400,000 .
91278* K1 .......... Long Bond Replication [ R 10,000,000 |............ 9,082,676 | .veeviiiiiiiins [ i Bond Forward .....ccoceeeeiiiiiinnennns foeiiiiiiiieeis [ T 0 [G7740M-AB-0 . | SDL 11 Credit Facility ............. 10,000,000 |............ 9,082,676
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Components of the Replication (Synthetic Asset) Transactions
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03/04/2025 ... | 1272072029 ... 16,342,916 | 912826 JJ-1
.................................. O
................ L0
12776*NT0 ... Corporate Bond Replication .. 03/11/2025 CD Swap ... ....6,342,916 |912810-UD-8 . | US TREAS BOND .

44940045
L4045 ...
QU045 ...

44940#AB3 .
44940#AB3 ...
44940#AB3 ...
44940#AB3 ...
44940#AB3 ...
44940#AB3 ...
44940#AB3 .
44940#AB3 .
44940#AB3 .
44940#AB3 .
44940#AB3 .
44940#AB3 ...
44940#AB3 ...
44940#AB3 ...
44940#AB3 ...
44940#AB3 ...
44940#AB3 ...
44940#AB3 .

44940#ACT .
44940#ACT ...
44940#ACT ...
44940#ACT ...
44940#ACT .
44940#AC1 .
44940#ACT .
44940#AC1 .
44940#AC1

Corporate Bond Replication ..
Corporate Bond Replication .........
Corporate Bond Replication .........

Corporate Bond Replication ..
Corporate Bond Replication .........
Corporate Bond Replication .........
Corporate Bond Replication .........
Corporate Bond Replication .........
Corporate Bond Replication
Corporate Bond Replication ..
Corporate Bond Replication ..
Corporate Bond Replication ..
Corporate Bond Replication ..
Corporate Bond Replication ..
Corporate Bond Replication .........
Corporate Bond Replication .........
Corporate Bond Replication .........
Corporate Bond Replication .........
Corporate Bond Replication .........
Corporate Bond Replication .........
Corporate Bond Replication

Corporate Bond Replication ..
Corporate Bond Replication
Corporate Bond Replication
Corporate Bond Replication
Corporate Bond Replication ..
Corporate Bond Replication ..
Corporate Bond Replication ..
Corporate Bond Replication ..
Corporate Bond Replication

100,000, 00

.0
... 125,000,000 |...

o

0O 0O 0000000000000 O0OO0O0O0O0 OO0 OO O O

16,224,000

...6,499,699 |...
..25,000,000 |...

.15,000,000 |...

.0
....8,756,738
.... 5,565,650
...10,000,000
....6,485,250
....5,897,750
.... 5,643,339
.6,754,747
. 4,170,320
.6,745,781
.6,786,640
. 6,995,625
....4,130,331
....5,314,647
....6,001,387
... 7,198,720
... 5,044,449
.... 3,892,560
....7,670,125

.0
....5,837,016
....5,564,510
...25,000,000
... 7,313,448
. 7,643,408
. 4,885,677
12,133,333
16,115,548
... 14,051,162

02/05/2025

12/22/20%5 ...

12/22/20%5 .....

12/22/20%5 .....

Total
Total
Total

Total
Total
Total
Total
Total
Total
Total
Total
Total
Total
Total
Total
Total
Total
Total
Total
Total
Total

Total
Total
Total
Total
Total
Total
Total
Total
Total

Return Swap
Return Swap ...
Return Swap ...

Return Swap
Return Swap ...
Return Swap ...
Return Swap ...
Return Swap ...
Return Swap ...
Return Swap
Return Swap
Return Swap
Return Swap
Return Swap
Return Swap ...
Return Swap ...
Return Swap ...
Return Swap ...
Return Swap ...
Return Swap ...
Return Swap

Return Swap
Return Swap ...
Return Swap ...
Return Swap ...
Return Swap
Return Swap
Return Swap
Return Swap
Return Swap

12511460 -
362118-M5 .
GT7401-AB0 .

002268-AA—4 .

039483-AS-1 .

04687*-AA-0 .

05377R-HH-0 .
054536-AA-5 .
26209X-AD-3 .

26209X-AF-8 .
30166Y-AE-2 .
344611I-AA-8 .

428357-AA-5 .

67120D-AA-3 .

691458-AA-4 .
72305*-AA-9 .
72703P-AD-5 .

88283K-BL-1 .
89677Y-A8-9 .

931009-AH-7 .

Q0697#-AA-4 .

03464T-AA-7 .
12575A-AF-4 .
362110-AA-5 .
886750-AC-1 .
92915U-AL-8 .
G4701*-AC-1 .

G7740M-AB-0 .
L0009*-AA-6 .

L7598*-AD-2 .

C(.).S.B Uni tranche Partners SPV .
Golub GCP Finance 12 Private ......
SDOL 111 Credit Facility

ATC HOLDING LLC ... .
ARCHER-DANIELS-MIDLAND ..............
Athena Funding [-Blue Owl Tech ....
AESOP FUNDING 1 LLC ...

DRIVEN BRANDS FUNDING, LLC .........
DRIVEN BRANDS FUNDING, LLC .
EXETER AUTOMOBILE RECEIVABLES
FONTAINEBLEAU MIAMI BEACH TRUS
HI-F1 MUSIC IP ISSUER Il L.P .

PineBridge Private Credit 111
PLANET FITNESS MASTER ISSUER ......
TEXAS ST TRANSPRTN COMMISSION .....
TRIPLEPOINT VENTURE GROWTH BDC ...

WAKE FOREST UNIV
AUSGRID FINANCE PTY LTD

ANGEL OAK NORTGAGE TRUST .

CMFT NET LEASE MASTER ISSUER L ...

Golub GCP Finance 12 Private ......
TIGER GLOBAL MANAGEMENT, LLC ......
VOYA CLO LTD ...........
| SQUARED CAPITAL LLC ..
SDL 111 Credit Facility ..
AP Dolphin Senior Secured Debt ....
PILI 1 Portfolio SCSp (Permira ....

...25,000,000

.... 9,533,333
.0

--.-8,000,000
o 5,463,792
...10,000,000

....6,248,950
....5,322,518
....6,136,599

.... 4,207,256
....5,314,647
...6,305,000
... 9,500,000
...6,000,000
....6,000,000
...8,000,000
.0

.... 6,499,699
...25,000,000
...8,000,000

...15,000,000

0.

.6,676,960 |..
. 4,163,429 |..
.6,750,000 |..
.6,999,830 |..
.6,984,822 |..

0.
....6,183,727

.8,000,000 |..
.6,000,000 |..
12,133,333 |..
16,224,000 |..

.. 0
66,254,239
...25,000,000
.... 9,533,333
.0

.0

. 7,937,881
... 5,565,650
...10,000,000
... 6,485,250
.... 5,897,750
.... 5,643,339
.6,754,747
.4,170,320
.6,745,781
.6,786,640

. 6,995,625
.... 4,130,331
....5,314,647
....6,001,387
... 7,198,720
.... 5,044,449
... 3,892,560
.... 7,670,125
.0

.0
.6,016,618
.... 5,554,510
...25,000,000
... 7,313,448
. 7,643,408
.4,885,677
12,133,333
16,115,548
... 14,051,162

9999999999 -

Totals

1,397,689,691

1,337,702,892

XXX

23,470,285

(7,348,972)

XXX

XXX

1,374,219, 406

1,345,051,864
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE DB - PART C - SECTION 2

Replication (Synthetic Asset) Transactions Open

First Quarter

Second Quarter

Third Quarter

Fourth Quarter

Year To Date

1 2 3 4 5 6 7 8 9 10
Total Replication Total Replication Total Replication Total Replication Total Replication
Number (Synthetic Asset) Number (Synthetic Asset) Number (Synthetic Asset) Number (Synthetic Asset) Number (Synthetic Asset)
of Transactions of Transactions of Transactions of Transactions of Transactions
Positions Statement Value Positions Statement Value Positions Statement Value Positions Statement Value Positions Statement Value
Beginning INVENLOTY ............cvoveveueuieiieeeieeeeeieieieieeee e e L[V 1,163,985,685 |....coovoeveeeeeeeeeeeee [0 RO | N SRR [0 RO | N R 0 oo 0 e 10 | 1,163,985,685
Add: Opened or Acquired Transactions...............cccoveveveueeeeererenennnseeeeeeen [ 3 433,082,015 |..ocooveeeeeeeeeee [0 RO | N R [0 RO | N O 0 oo 0 o 5 |, 433,082,015
Add: Increases in Replication (Synthetic Asset)

Transactions Statement Value................cccoccovvivniiicn o, DL O SN F TN [V D% & CHTURIUIN RPN | B USRI D% & CTURIUIIN RPN | B USRI XXX vveivevens ool 0 XXX v |, 0
Less: Closed or Disposed of Transactions..............cccceeeJoeecceincnnnnccenns 2 - 131,482,279 |.oooeeeeeeeeeee [0 RO | N SRR [0 RO | N R 0 oo 0 o 2 |, 131,482,279
Less: Positions Disposed of for Failing Effectiveness

(0711 - OO TP O PUPEIN RSSO [V [V T 0 ooeereeeemerreeneeeeeeen 0 0 oo 0 0 Jeeeeeeeeeeeeeeeieeees 0 o [0 0
Less: Decreases in Replication (Synthetic Asset)

Transactions Statement Value XXX 67,895,728 XXX XXX XXX XXX 67,895,728
Ending Inventory 13 1,397,689,693 0 0 0 13 1,397,689,693
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE DB - VERIFICATION

Verification of Book/Adjusted Carrying Value, Fair Value and Potential Exposure of all Open Derivative Contracts

Book/Adjusted Carrying Value Check

Part A, SECHON 1, COIMN 14......cuieiiieieeereeseieeee e e eesee e es s ees s e e e e e e e s8££ 8458282t n st nrens | eeseesenasnaiens 148,364,491

Part B, Section 1, Column 15 plus Part B, Section 1 Footnote - Total Ending Cash BalanCe.................c.ceueueeeieieieierereeees eoererenesenneeenes 2,783,353

TOtal (LINE 1 PIUS LINE 2) ..ottt ettt s e s e s s s s et esesessss s s s sesesesesenssnsnenenennninenenes s 151,147,844
Part D, SECHON 1, COIUMN B ......euiueeeereereereeceeeseeseeeseese s eesees e ees e e e ee e e e s e s es s s e s e e e e et e e e s e sse e e e nentnes eeseessssceaions 151,408,362

Part D, SECHON 1, COIUMN 7 ..ot eeeese s es e e e e e e e s a2 s e s es s e e e e e e s eeneesetne eeeessessesasnaseaies (260,519)

Total (Line 3 MIinuS LiN€ 4 MINUS LINE 5) .....ooiuiiiiiiiiiii ittt sttt ettt st siee e e e e sieennesnnesnes e 1

Fair Value Check

Part A, SECHON 1, COIUMN 16 ...ttt ettt et et et ettt et et et et et et et et et et e e et et e e et eee e e e e e e e e e e e e seenaeee oreeaesreaseanes 117,734,727

Part B, SECHON 1, COIUMN T3 ... .ottt ettt et ettt ettt et et et et et et et et et et et et et et et e e et e e e e e e e e seeneeaeen eaneaeeresreeaeanes 2,783,353

TOtal (LINE 7 PIUS LINE 8) ..ottt ettt s et et et e s e sssnsssesesesessannnenssenenennnenss s 120,518,080
Part D, SECHON 1, COIUMN G ...t eeees s es s ees e e s e s s e s s e et en e e e esnanas eeseesssscnarons 152,232,059

Part D, SECHON 1, COIUMN 10 .....ouiueereaeeaeececeeeseeeeeeseesees s ees e e ees e e e ee e s ese2s e s es s e e e e e e e e ee e e e en e e sseeseenesnanes eesessssssnaions (31,713,981)

Total (Line 9 minus Lin€ 10 MINUS LINE T1) ..ouiiiiiiiiiiiiie ettt sttt ettt sn e e e e e e sbeesee e snnesnes i 2

Potential Exposure Check

Part A, SECHON 1, COIUMN 27 .....uieuiiiiiieseireisetes et ee e sb e ss bbbt bbbttt eniee sosessnsinsneas 178,862,100
Part B, SECHON 1, COIIMN 20 ......cuuiiiurieeireceeesesetesesesesseseessesesessesese s e sssess st s e s s se s s esb ettt st sb et enians | snsissssnsinsens 20,567,980
Part D, SECHON 1, COIUMN 12 .....ouiiuiuiiieeieeiieeeeese ettt s bbbt sienies | seissessiiniens 199,430,079
Total (Line 13 plus Line 14 MiINUS LINE 15) ....c.eiiiiiiiiiiieee et snenenens s 1

Si07



STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE E - PART 2 - VERIFICATION

(Cash Equivalents)

1 2
Prior Year Ended
Year To Date December 31
1. Book/adjusted carrying value, December 31 Of PriOF YEAT ..........c.c.cucueueiieieieseeeeeeeeee ettt eseass s s s e e sessnnnas [ereseeeeeeenaens 332,826,801 |..covnneee 109,458,526
2. Cost Of Cash eqUIVAIENTS BCGUITET ..........c.cciiiiieeeieececeee ettt ettt st e s s e s s s s st et et et essssasssssesesesssssnasnnas |eeesenenesannes 657,285,400 |............ 2,315,429,175
3. ACCTURN OF GISCOUNL .....eteiacueteteeees i caeteeeeee e esesee et ee e eseseeeeeeeaeseseseeee e e s eseeeeee e e seseeeeee e s eseseeee s e s naeseseeesaesesesesesesnsnsesesesasnnnanans [orssssicieesesensacasseeannas [0 0
4. Unrealized valuation iNCrEaSE/(AECIEASE) .........ueiuiiuiriiiie ettt ettt ettt et st e bt e sbeesbe e bt e bt eabeeaeeaasesseesseesbeesbeenbeenbesneennennne [eisesasaiessesaaesaeesaeeaes [0 0
5. Total gain (I0SS) ON QISPOSAIS ........c.c.cviiieieteeeececeeeie et eteee s et et eseas s st st et et esese s s s st esesessssassssssesesesessssssssesesesesnas [oeseseseseseseseneneeananeneeas [0 0
6. Deduct consideration received 0N ISPOSAIS ............c...cviveueriuiuiiieeeeeeieieteteseeeee et e et tesesese et st st esesesesessssesssssesesesesessssasssssesaseses [oeeseeesnsennns 661,176,782 |............ 2,092,060,900
7. Deduct amortization OF PrEMIUM .............c.cuoueuiuiieiee et tetet ettt ettt es e st esesete s et essse s esssesesesesesess s et st esesesesesessasssssasesesesesnns [oeseseseseseseseneeeananeeenas [0 0
8. Total foreign exchange change in book/adjusted Carrying VAIUE ............couiiiiiiiiiiiiiei ettt ns [eaeeeie e [0 0
9. Deduct current year’s other than temporary impairment reCOGNIZEA ..........ccoouiiiiiiiiiie i eee e [0 0
10. Book/adjusted carrying value at end of current period (Lines 142+3+4+5-6-7+8-9) ..........cccceiriivrrerererieeeeeeeieieieeeeeeesenens [ereeeeeeeeens 328,935,419 ..o 332,826,801
11, Deduct total NONAAMILEA BMOUNES .......c.e.rieiiueueieeeiei ittt eseaeeeeee e eseseeeeeesesesesesesesassesesesesessesssesesesssnaesesesessassesesesesasnnnnns [oescicsssssssnscaceseseesnacaas [0 0
12. Statement value at end of current period (Line 10 minus Line 11) 328,935,419 332,826,801
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE A - PART 2

Showing All Real Estate ACQUIRED AND ADDITIONS MADE During the Current Quarter
1 4 5 6 7 8 9
Location
2 3 Additional
Book/Adjusted Investment
Date Actual Cost at Amount of Carrying Value Made After
Description of Property City State Acquired Name of Vendor Time of Acquisition Encumbrances Less Encumbrances Acquisition

0399999 - Totals

SCHEDULE A - PART 3

Showing All Real Estate DISPOSED During the Quarter, Including Payments During the Final Year on “Sales Under Contract”
1 Location 4 5 6 7 8 Change in Book/Adjusted Carrying Value Less Encumbrances 14 15 16 17 18 19 20
2 3 Expended 9 10 1 12 13
for Book/ Total Book/ Gross
Additions, | Adjusted Total Foreign Adjusted Income
Permanent | Carrying Current Change in | Exchange | Carrying Foreign Earned
Improve- | Value Less Year's Current Book/ Change in |Value Less Exchange | Realized Total Less Taxes,
ments and | Encum- Current |Other-Than-[ Year's Adjusted Book/ Encum- | Amounts Gain Gain Gain Interest Repairs
Changes brances Year's | Temporary | Changein | Carrying | Adjusted brances | Received (Loss) (Loss) (Loss) [Incurred on and
Disposal Actual in Encum- Prior Depre- [Impairment| Encum- Value Carrying on During on on on Encum- | Expenses
Description of Property City State Date Name of Purchaser st rances Year ciation __Recgani (11-9-10 Value Disposal Year Disposal Disposal Disposal brances Incurred

0399999 - Totals
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE B - PART 2

Showing All Mortgage Loans ACQUIRED AND ADDITIONS MADE During the Current Quarter

1 Location 4 5 6 7 8 9
2 3 Additional
Loan Actual Cost at Investment Made Value of Land

Loan Number City State Type Date Acquired Rate of Interest Time of Acquisition After Acquisition and Buildings
RES000000286 ... SMITHS STATION . . 12/16/2024 .. 0. ... 640,000
RES000000401 ... . 12/16/2024 .. 0. ... 362,000
RES000000985 ... MYRTLE BEACH ... . 1171972024 .. ... 491,691 ... ... 624,000
RES000001007 ... DALLAS . 10/29/2024 .. ... 316,184 ... ... 550,000
RES000001027 ... ALBUQUERQUE .. . 11/26/2024 .. ... 186,615 ... ... 234,000
RES000001041 ... TUCKER . 11/20/2024 .. 141,214 ). .. 175,000
RES000001044 ... LOS ANGELES .. . 11/25/2024 .. ,171,608 |...
RES000001106 HENDERSON ... . 12/05/2024 .. 549,856
RES000001107 FORT LAUDERDALE . 12/02/2024 .. 179,960
RES000001108 LONGS ....... . 12/03/2024 .. 229,488
RES000001109 ... ROSHELL ... . 12/02/2024 .. ,254,952 ... .1,540,000
RES000001110 ... YORKTOIN . 11/25/2024 .. ... 193,116 |... ... 254,000
RES000001111 ... JACKSONVILLE . . 12/02/2024 .. ... 305,475 ... ... 375,000
RES000001112 ... VINTON ... . 12/06/2024 .. ... 284,763 |... ... 805,000
RES000001113 ... HUFFMAN . . 12/06/2024 .. ... 259,151 ... ... 311,000
RES000001114 ... CATHEDRAL CITY . . 12/04/2024 .. ... 426,680 |... ... 530,000
RES000001115 ... HENDERSON L 11/27/2024 .. ... 198,656 |... ... 310,000
RES000001117 ... COCONUT CREEK .. . 12/06/2024 .. .. 246,521 ... .. 335,000
RES000001118 ALBUQUERQUE .. . 12/06/2024 .. 349,468 464,000
RES000001119 RICHMOND ... . 11/25/2024 .. 819,544 .1,030,000
RES000001121 CARROLLTON L 12/11/2024 .. 220,592 285,500
RES000001122 ... HONOLULU . 12/10/2024 .. ... 223,301 ... ... 360,000
RES000001123 ... LAS VEGAS .... . 12/04/2024 .. ... 239,318 ... ... 345,000
RES000001124 ... ALBUQUERQUE .. . 12/09/2024 .. ... 118,635 ... ... 195,000
RES000001125 ... GAINESVILLE .. . 12/06/2024 .. ... 206,405 |... ... 275,900
RES000001127 ... ZIMMERMAN ... . 12/06/2024 .. ... 406,742 ... ... 550,000
RES000001128 ... . 12/09/2024 .. ... 518,568 |... ... 680,000
RES000001129 ... OAKLAND TOWNSHIP ... . 12/13/2024 .. ... 834,780 |... .1,560,000
RES000001130 ... BEAUFORT ... . 12/11/2024 .. .. 422,384 ... .. 529,500
RES000001131 TAMPA ... . 12/12/2024 .. 257,635
RES000001132 SAN DIEGO . 12/09/2024 .. 665,312
RES000001133 OVIEDO . 12/13/2024 .. 152,902
RES000001134 Ltz .. . 12/09/2024 .. 492,290
RES000001135 NEW KENSINGTON . . 11/13/2024 .. 101,971
RES000001136 ... ARLINGTON . 12/12/2024 .. ... 239,044 ... ... 305,000
RES000001160 ... BAY SHORE .. .09/10/2024 .. ... 440,285 ... ... 685,000
RES000001161 ... . 09/19/2024 .. ... 510,367 |... ... 738,000
RES000001162 ... FORT WALTON BEACH . 10/10/2024 .. ... 336,740 |... ... 814,999
RES000001163 ... SAN ANTONIO . 11/14/2024 .. ... 167,585 ... ....224,999
RES000001164 ... L INDENHURST .. . 11/20/2024 .. .. 538,458 |... .. 675,000
RES000001165 MIAME ... . 1171972024 .. 448,768 535,000
RES000001166 GREER ... . 11/19/2024 .. 157,083 235,000
RES000001167 FOUNTAIN VALLEY . 10/26/2024 .. 964,051 .1,440,000
RES000001168 NEW SMYRNA BEACH . . 11/25/2024 .. 443,757 645,017
RES000001169 FLUSHING ...... . 11/07/2024 .. 235,520 565,879
RES000001170 ... LOS ANGELES .. . 12/09/2024 .. ,655,875 ... .2,500,000
RES000001171 ... EULESS . 10/29/2024 .. ... 200,242 ... ... 262,000
RES000001172 ... JAMAICA ESTATES .. . 11/18/2024 .. L. 121,744 ...
RES000001173 ... . 11/25/2024 .. ... 400,592 ...
RES000001174 ... PORT SAINT JOE . . 12/11/2024 .. .. 266,148 |...
RES000001175 ... LOS ANGELES .. . 1171972024 .. 945,028 |....
RES000001176 ... YORBA LINDA .. . 12/03/2024 .. ,310,705 |... .
RES000001177 ... MYRTLE BEACH ... . 12/05/2024 .. .. 268,385 ... ... 440,006
RES000001178 SURPRISE . 12/05/2024 .. 356,944 532,963
RES000001179 ... DURHAM .. . 12/03/2024 .. .. 440,331 ]... ... 565,000
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE B - PART 2

Showing All Mortgage Loans ACQUIRED AND ADDITIONS MADE During the Current Quarter

1 Location 4 5 6 7 8 9
2 3 Additional
Loan Actual Cost at Investment Made Value of Land
Loan Number City State Type Date Acquired Rate of Interest Time of Acquisition After Acquisition and Buildings
RES000001180 ... CAPE CORAL ... . 12/05/2024 .. Ll 1750 .. ... 359,538 |... .0, ... 500,000
RES000001181 ... HOWARD BEACH . . 12/18/2024 .. L. 7.750 |.. .. 360,633 ... ...0].. ... 500,000
RES000001182 ... . 12/09/2024 .. 242,246 |... .0, ... 315,000
RES000001183 ... . 12/16/2024 .. ,123,284 (... ...0].. .1,360,000
RES000001184 ... . 12/06/2024 .. ... 519,750 |... .0, ... 860,000
RES000001185 ... MERRITT ISLAND . . 12/06/2024 .. ... 314,960 |... ...0].. ... 503,008
RES000001186 ... TARZANA . . 11/30/2024 .. ,326,363 |... .0, ,840,000
RES000001187 RESTON ... . 10/11/2024 .. 704,713 .0 900,000
RES000001188 SACRAMENTO ... . 10/04/2024 .. 950,628 .0 1,211,390
RES000001189 NORTH LAUDERDALE . . 11/26/2024 .. 311,588 .0 390,000
RES000001190 ... GRANITE BAY . 10/30/2024 .. ... 765,471 ... .0, .1,064,999
RES000001191 ... FORT MOHAVE .. L 11/27/2024 .. ... 500,825 ... ...0].. ... 612,400
RES000001192 ... WESTMINSTER .. . 11/26/2024 .. ... 278,980 |... .0, ... 449,000
RES000001193 ... . 11/25/2024 .. ... 543,869 ... ...0].. ... 715,000
RES000001194 ... LENOIR CITY .. . 12/09/2024 .. ... 246,081 ... .0, ... 390,000
RES000001195 ... SAN ANTONIO .. . 12/13/2024 .. ... 103,975 ... ...0].. ... 279,999
RES000001196 ... SACRAMENTO ... . 11/26/2024 .. ... 488,747 |... .0, ... 595,000
RES000001197 ... CHEEKTOWAGA .. . 12/13/2024 .. .. 182,875 ... ...0].. .. 250,000
RES000001198 LAKE ARIEL . 12/12/2024 .. 474,285 .0 520,000
RES000001199 MARS .. . 12/04/2024 .. 1,100,425 .0 .1,345,000
RES000001200 MELBOURNE . 12/05/2024 .. 259,290 .0 335,000
RES000001201 ... ROCK INGHAM ... . 12/20/2024 .. ... 304,830 ... ...0].. ... 353,700
RES000001202 ... SEFFNER . 12/16/2024 .. ... 521,170 |... .0, ... 640,000
RES000001203 ... LEES SUMMIT .. . 12/19/2024 .. ... 305,641 ... ...0].. ... 599,000
RES000001204 ... BLUFFTON ... L 12/17/2024 .. ... 467,540 |... .0, ... 585,000
RES000001205 ... . 12/19/2024 .. ... 350,667 |... ...0].. ... 467,000
RES000001206 ... LAUDERHILL ... . 12/18/2024 .. ... 508,130 |... .0, ... 585,000
RES000001207 ... PORTER RANCH . . 12/12/2024 .. ... 888,254 ... ...0].. .1,150,000
RES000001208 ... AUSTIN . 12/20/2024 .. .. 408,699 |... .0, ,001,000
RES000001210 W INDERVERE . 12/02/2024 .. 402,433 .0 665,000
RES000001211 APOPKA ... . 12/20/2024 .. 317,083 .0 419,000
RES000001212 MURRELLS INLET . . 12/13/2024 .. 171,889 .0 232,000
RES000001213 HELEN .... . 12/19/2024 .. 521,541 .0 779,000
RES000001214 BERWYN ... . 12/17/2024 .. 414,816 .0 578,000
RES000001215 ... SCHAUMBURG . 12/19/2024 .. .. 191,344 ... .0, ... 232,000
RES000001216 ... VIRGINIA BEACH . . 12/19/2024 .. 354,835 ... ...0].. ... 690,000
RES000001217 ... . 12/20/2024 .. ,236,000 |... .0, .1,800,000
RES000001218 ... . 12/20/2024 .. ... 134,695 ... ...0].. ... 183,000
RES000001219 ... EAST HARTFORD .. . 12/20/2024 .. ... 436,463 |... .0, ... 565,000
RES000001220 ... NORTH MYRTLE BEACH . . 12/19/2024 .. .. 379,843 ... ...0].. .. 500,000
RES000001221 CHARLOTTE ....... L 12/17/2024 .. 226,600 .0 275,000
RES000001222 NEW PORT RICHEY . 12/16/2024 .. 214,867 .0 280,000
RES000001223 FORT MYERS ... . 12/19/2024 .. 255,894 .0 694,000
RES000001224 ORLANDO . . 12/18/2024 .. ,446,929 .0 ,790,000
RES000001225 MAGNOL 1A . 12/26/2024 .. 196,759 .0 286,000
RES000001226 ... HARTFORD ... . 12/27/2024 .. ... 324,319 ... ...0].. ... 426,000
RES000001227 ... WEST PALM BEACH .. . 12/27/2024 .. ... 400,795 ... .0, ... 700,000
RES000001228 ... VICTORVILLE . 12/20/2024 .. ... 481,125 ... ...0].. ... 568,000
RES000001229 ... STUART ... . 12/26/2024 .. ... 299,109 ... .0, ... 395,000
RES000001230 ... . 12/20/2024 .. ... 448,091 ... ...0].. ... 595,000
RES000001231 ... GULF SHORES .. . 12/20/2024 .. ,355,202 ... .0, .1,890,000
RES000001232 ... SPANISH FORK . . 12/26/2024 .. 606,966 |... ...0]. ... 181,000
RES000001233 ... FORT LAUDERDALE .. . 12/27/2024 .. .. 533,460 |... .0, .. 755,000
RES000001234 PEMBROKE PINES . . . 12/23/2024 .. 453,326 .0 745,000
RES000001235 ... CHULA VISTA ittt ittt s et s e e et e e e s et s e s s eeaai s e e e e eanans s s e s eenanseeeseannas . 12/23/2024 .. 869,068 |... ...0].. ,100,000
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RES000001236 ... COLUMBUS ... . 12/23/2024 ... 180,723 ... .0, ... 255,000
RES000001237 ... COLUMBUS ... . 12/23/2024 ... 159,462 ... ...0].. ... 225,000
RES000001238 ... EAST BERNARD ... . 12/23/2024 .. L 112,337 ). .0, ... 175,000
RES000001239 ... PIGEON FORGE ... . 12/20/2024 .. ... 421,068 |... ...0].. ... 707,000
RES000001240 ... MARIETTA . 12/27/2024 .. ... 263,318 ... .0, ... 310,000
RES000001241 ... OXNARD ... . 12/23/2024 .. .. 540,750 |... ...0].. ... 750,000
RES000001242 ... NASHVILLE . 12/27/2024 .. 417,150 |... .0, ... 715,000
RES000001243 BOYNTON BEACH . 12/27/2024 .. . 1,524,345 .0 .2,650,000
RES000001244 CROZET ... . 12/06/2024 .. 326,409 .0 425,000
RES000001245 MYRTLE BEACH . 12/12/2024 .. 122,906 .0 172,500
RES000001246 ... . 10/23/2024 .. ... 260,460 |... .0, ... 409,999
RES000001247 ... . 10/25/2024 .. ... 267,452 ... ...0].. ... 378,990
RES000001248 ... BAKERSF IELD .. . 11/29/2024 .. ... 305,758 |... .0, ... 461,964
RES000001249 ... OCEAN CITY ... . 12/04/2024 .. ... 360,206 |... ...0].. ... 591,994
RES000001250 ... PHOENI X . 1171972024 .. ... 541,971 ... .0, ... 950,000
RES000001251 ... LAGUNA WOoODS . . 12/06/2024 .. ... 309,549 ... ...0].. .1,190,003
RES000001252 ... SEAVIEW . 12/23/2024 .. ... 700,708 |... .0, ... 879,800
RES000001253 ... VICTORVILLE .. . 12/16/2024 .. .. 322,828 ]... ...0].. .. 412,000
RES000001254 GAINESVILLE . 11/25/2024 .. 262,607 .0
RES000001255 BROOKLYN . 11/26/2024 .. . 1,554,749 .0
RES000001256 KEYSER ... . 10/24/2024 .. 174,804 .0
RES000001257 ... WEST JORDAN .. . 12/12/2024 .. .. 595,723 ... ...0]..
RES000001258 ... GARDEN CITY .. . 12/16/2024 .. 893,953 |... .0,
RES000001259 ... . 11/26/2024 .. ,158,626 |... ...0]..
RES000001260 ... . 12/30/2024 .. ... 621,401)... .0,
RES000001261 ... . 12/31/2024 .. ... 977,695 ... ...0]..
RES000001262 ... .01/02/2025 .. ... 416,391 ... .0, .
RES000001263 ... . 12/24/2024 .. .. 438,835 |... ...0].. ... 574,000
RES000001264 ... COLUMBUS . 12/31/2024 .. 217,620 |... .0, ... 279,000
RES000001265 MIAMI BEACH .. . 12/30/2024 .. .1,534,686 .0 .2,250,000
RES000001266 NORTH MYRTLE BEACH . . 12/30/2024 .. 709,780 .0 910,000
RES000001267 LAUDERHILL ... . 12/13/2024 .. 116,715 .0 150,000
RES000001268 EL PASO . . 12/26/2024 .. 199,595 .0 500,000
RES000001269 PLEASANTON . 12/17/2024 .. ,540,090 .0 .1,875,000
RES000001270 ... STEGER . 12/31/2024 .. 106,904 |... .0, ... 150,000
RES000001271 ... WESTON ... .01/03/2025 .. ,275,092 (... ...0].. .2,075,000
RES000001272 ... SPRING ... . 12/30/2024 .. 154,500 |... .0, ... 321,000
RES000001273 ... SAN ANTONIO .. . 12/31/2024 .. . 174,720 ... ...0].. ... 342,000
RES000001274 ... . 12/31/2024 .. ... 150,172 ... .0, ... 185,000
RES000001275 ... . 12/31/2024 .. .. 230,705 ... ...0].. ... 320,000
RES000001276 CHARLESTON . 12/27/2024 .. 822,316 .0 .1,550,000
RES000001277 OCEAN PARK . 12/31/2024 .. 372,818 .0 479,000
RES000001278 BLANCO ... . 12/31/2024 .. 377,700 .0 461,000
RES000001279 CLIFTON . . 12/31/2024 .. 728,888 .0 940,000
RES000001280 DORAL ... . 12/31/2024 .. 1,323,289 .0 .1,950,000
RES000001281 ... PINECREST .. . 12/10/2024 .. ,487,657 |... ...0].. .1,800,000
RES000001282 ... LITTLE ELM . 12/16/2024 .. ... 452,712)... .0, ... 602,000
RES000001283 ... BOYNTON BEACH .. .01/09/2025 .. ... 288,923 ... ...0].. ... 470,000
RES000001284 ... . 12/30/2024 .. ... 299,556 |... .0, ... 385,000
RES000001285 ... LAKE WORTH ... .01/09/2025 .. ... 129,059 ... ...0].. ... 225,000
RES000001286 ... SUMMERF IELD .. . 12/30/2024 .. ... 721,080 |... .0, .1,150,000
RES000001287 ... SURF CITY ... .01/06/2025 .. ... 798,403 |... ...0]. ... 979,000
RES000001288 ... PARK RIDGE .01/08/2025 .. .. 486,098 |... .0, .. 680,000
RES000001289 MIAME ....... .01/07/2025 .. 114,950 .0 315,000
RES000001290 ... WEST PALM BCH . 01/09/2025 .. .. 127,964 ... ...0].. .. 345,000
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RES000001291 ... NAPLES .01/09/2025 .. ... 189,828 |... ... 312,000
RES000001292 ... BOYNTON BEACH .. .01/09/2025 .. ... 282,810 ... ... 367,000
RES000001293 ... .01/10/2025 .. ... 245,849 ... ... 304,000
RES000001294 ... EMERYVILLE ... .01/07/2025 .. ... 262,554 ... ... 350,000
RES000001295 ... LAGUNA HILLS . .01/06/2025 .. ... 444,750 ... .. 620,000
RES000001296 ... .01/03/2025 .. ... 615,360 |...
RES000001297 ... KAILUA KONA .. .01/03/2025 .. ,002,581 ...
RES000001298 NAPLES ... .01/09/2025 .. 600,704
RES000001299 WINGATE . . 12/18/2024 .. 206,741
RES000001300 BENTON ... . 11/25/2024 .. 127,613

RES000001301 ... MEMPHIS . . 12/10/2024 .. ... 110,437 |... ... 142,000
RES000001302 ... HEATHSVILLE .. . 12/12/2024 .. ... 104,497 |... ... 430,000
RES000001303 ... BLUE RIDGE ... . 12/16/2024 .. ... 406,723 ... ... 586,000
RES000001304 ... ELMONT ... . 09/03/2024 .. ... 644,907 |... ... 800,000
RES000001305 ... NORWALK . . 12/20/2024 .. ... 402,323 ... ... 550,000
RES000001306 ... LAS VEGAS .... . 12/06/2024 .. ... 430,578 ... ... 565,000
RES000001307 ... KISSIMMEE ... . 11/26/2024 .. ... 328,046 |... ....424,999
RES000001308 ... NORTH PALM BEACH ... . 12/23/2024 .. .. 232,928 ... .. 269,000
RES000001309 HOUSTON ... . 11/26/2024 .. 214,739 280,000
RES000001310 AVENTURA ... . 11/19/2024 .. .1,037,851 .1,350,000
RES000001311 FUQUAY VARINA . 12/02/2024 .. 419,768 505,000
RES000001312 ... INDIANAPOLIS ... . 12/04/2024 .. ... 414,431 .. ... 477,000
RES000001313 ... JACKSONVILLE . L 12/2172024 .. ... 157,361 ... ... 226,000
RES000001314 ... . 12/12/2024 .. ... 878,346 |...

RES000001315 ... . 12/09/2024 .. ,500,898 |...

RES000001316 ... . 12/21/2024 .. 867,244 |... .
RES000001317 ... HENDERSON . 12/23/2024 .. ... 260,332 ... ... 330,000
RES000001318 ... SAINT JAMES .. 1172172024 .. ... 494,614 ... .1,250,000
RES000001319 ... NEWCASTLE ... 1172172024 .. .. 802,945 ... ,025,000
RES000001320 WILMINGTON - 12/23/2024 .. 260,145 335,000
RES000001321 RALEIGH .... . 12/23/2024 .. 347,541 449,066
RES000001322 MUSTANG RIDGE . 12/18/2024 .. 228,938 300,000
RES000001323 MESA ..... .01/02/2025 .. ,002,739 ,225,028
RES000001324 KINGUAN ... . 12/31/2024 .. 428,903 550,000
RES000001325 ... NORTH CAPE MAY . L 12/2172024 .. ... 932,136 |... .1,215,000
RES000001326 ... WINTER GARDEN .. . 12/26/2024 .. ... 331,012... ... 464,225
RES000001327 ... MIAMI . 12/3072024 .. ... 651,105 ... ... 865,000
RES000001328 ... NEW BRAUNFELS .. . 12/21/2024 .. ... 501,781 (... ... 800,000
RES000001329 ... WATERBURY . 12/3072024 .. ... 312,076 |... ... 410,000
RES000001330 ... LAKEWOOD RANCH ... . 12/23/2024 .. .. 217,590 |... .. 397,003
RES000001331 CHARLOTTE .......... . 11/26/2024 .. 427,274 570,000

RES000001332 SUGARCREEK TOMNSHIP . 12/10/2024 .. 574,864 670,000
RES000001333 SCRANTON ... . 12/19/2024 .. 240,632 315,000
RES000001334 AUSTIN . 12/26/2024 .. 564,731 840,000
RES000001335 MERRILLVILLE . 12/18/2024 .. 115,436 176,999

RES000001336 ... WAUKEGAN . 12/16/2024 .. .. 266,112 ... ... 335,000
RES000001337 ... SAINT LOUIS . 12/23/2024 .. 839,478 |... .1,330,008
RES000001338 ... DIAMOND BAR . 12/16/2024 .. ,225,599|... .1,600,000
RES000001339 ... . 12/16/2024 .. ... 165,439 ... ... 233,000
RES000001340 ... CHAPEL HILL .. . 12/16/2024 .. .. 753,885 ... .1,200,000
RES000001341 ... LAGUNA WOODS .... .01/06/2025 .. 185,250 |... ... 470,072
RES000001342 ... SAN FRANCISCO .. . 12/18/2024 .. ,069,984 |... .1,310,000
RES000001343 ... AUBREY ... .01/06/2025 .. .. 302,411 ... .. 423,990
RES000001344 DENVER . 12/23/2024 .. 176,682 229,000

OO0 0000000000 ODODOODODOODODODODODOODOOOOOODOOOOOOOOOOOOOOODOO OO O OO O

RES000001345 ... WALNUT .. . 1272172024 .. .. 965,445 (... , 150,000
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RES000001346 ... LAKE FOREST .. . 12/24/2024 .. ... 715,009 |... .0, .1,099,999
RES000001347 ... . 12/27/2024 .. ... 250,057 |... ...0].. ... 348,000
RES000001348 ... LAGUNA HILLS . . 12/26/2024 .. ... 432,154 ... .0, ... 656,000
RES000001349 ... DAVENPORT .01/08/2025 .. ... 263,971 ... ...0].. ... 415,000
RES000001350 ... NIAGARA FALLS .. .01/02/2025 .. ... 128,788 |... .0, ... 178,000
RES000001351 ... FLORAL PARK . 12/20/2024 .. ... 584,733 ... ...0].. ... 760,000
RES000001352 ... POTOMAC ... . 12/30/2024 .. .. 951,497 |... .0, ,150,000
RES000001353 RIVERSIDE .. .01/08/2025 .. 474,069 .0 585,000
RES000001354 MINNEAPOL 1S .01/17/2025 .. 249,773 .0 337,000
RES000001355 DALLAS ..... .01/16/2025 .. 135,020 .0 177,000
RES000001356 ... MONTGOMERY ... .01/15/2025 .. ... 119,960 |... .0, ... 192,000
RES000001357 ... MIAME ... .01/14/2025 .. ... 197,805 ... ...0].. ... 310,000
RES000001358 ... NAPLES ... .01/16/2025 .. .. 160,063 |... .0, ... 243,000
RES000001359 ... AGUA DULCE ... .01/16/2025 .. 903,584 |.... ...0].. .1,100,000
RES000001360 ... OAKLAND PARK . .01/17/2025 .. ,075,123 |... .0, .1,250,000
RES000001361 ... NAPLES ... .01/17/2025 .. ....225,533|... ...0].. ... 305,000
RES000001362 ... MIAME ... .01/09/2025 .. .. 297,542 ... .0, ... 584,000
RES000001363 ... PHILADELPHIA ... .01/14/2025 .. 543,879 |... ...0].. ... 670,000
RES000001364 THOUSAND OAKS .01/10/2025 .. .1,265,960 .0 .1,575,000
RES000001365 MARCO ISLAND . . 01/14/2025 .. 456,906 .0 595,000
RES000001366 NASHVILLE .. . 01/14/2025 .. 394,195 .0 491,000
RES000001367 ... CINCINNATI ... .01/16/2025 .. ... 229,853 ... ...0].. ... 250,000
RES000001368 ... .01/17/2025 .. ... 552,465 ... .0, ... 770,000
RES000001369 ... .01/15/2025 .. L. 412,347 ... ...0].. ... 502,000
RES000001370 ... .01/15/2025 .. ... 540,788 |... .0, ... 801,000
RES000001371 ... .01/17/2025 .. ... 619,293 ... ...0].. ... 753,000
RES000001372 ... . 01/14/2025 .. ,022,500 ... .0, .1,370,000
RES000001373 ... FORT LAUDERDALE .01/14/2025 .. 168,443 |... ...0].. ... 265,000
RES000001374 ... PHENIX CITY .. . 01/14/2025 .. .. 274,960 |... .0, .. 354,000
RES000001375 LA HABRA ... .01/16/2025 .. 231,750 .0 760,000
RES000001376 SPRINGTOIN . 12/20/2024 .. 199,646 .0 307,000
RES000001377 WILDWOOD ... . 01/22/2025 .. 424,975 .0
RES000001378 LA PLACE . 01/23/2025 .. 134,612 .0
RES000001379 LAWRENCEV ILLE .01/15/2025 .. 306,353 .0
RES000001380 ... NAPLES .01/21/2025 .. ,788,981]... .0,
RES000001381 ... CAPTAIN COOK . .01/14/2025 .. ... 468,000 |... ...0]..
RES000001382 ... . 01/22/2025 .. ... 126,616 |... .0,
RES000001383 ... .01/16/2025 .. ,238,058 ... ...0]..
RES000001384 ... PENSACOLA .. . 01/24/2025 .. 290,935 (... .0, .
RES000001385 ... CORAL SPRINGS .. . 01/22/2025 .. 102,143 ... ...0].. ... 182,000
RES000001386 MIAMI" BEACH .01/21/2025 .. .1,537,500 .0 .2,500,000
RES000001387 ANTELOPE ... .01/15/2025 .. 316,619 .0 481,000
RES000001388 LEHIGH ACRES . . 01/24/2025 .. 357,469 .0 465,000
RES000001389 ROANOKE ... .01/21/2025 .. 140,673 .0 180,000
RES000001390 JACKSONVILLE . . 12/23/2024 .. 128,437 .0 172,000
RES000001391 ... DOUGLASTON ... .01/03/2025 .. ... 320,161 ... ...0].. ... 415,000
RES000001392 ... KUNKLETOWN . 10/25/2024 .. ... 246,178 |... .0, ... 300,000
RES000001393 ... LITTLE RIVER ... . 11/04/2024 .. ... 168,085 ... ...0].. ... 220,000
RES000001394 ... L 11/27/2024 .. .o 419,252 ... .0, ... 585,927
RES000001395 ... . 12/12/2024 .. ... 101,918 ... ...0].. ....344,999
RES000001396 ... . 12/19/2024 .. ... 332,463 ... .0, ... 124,966
RES000001397 ... ROMEOVILLE ... . 12/02/2024 .. ... 189,776 |... ...0]. ... 261,006
RES000001398 ... CANTON .01/09/2025 .. .. 265,795 ... .0, .. 700,084
RES000001399 MYRTLE BEACH . 12/18/2024 .. 221,802 .0 318,006

...0]..

RES000001400 ...

ORLANDO ...

. 12/30/2024 ..

.. 759,406 ...

.1,630,775
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RES000001401 ... KINGWOOD ... . 11/26/2024 .. 7.125 |.. ....259,554 |... .0, ... 365,000
RES000001402 ... .01/10/2025 .. .7.375 |.. ... 171,848 ... ...0].. 1,145,038
RES000001403 ... FAIRBURN ... . 12/20/2024 .. .7.375 |.. ....233,229 ... .0, ... 301,000
RES000001404 ... LAS VEGAS . .01/02/2025 .. 6.875 |.. .o 144,144 ). ...0].. ... 220,000
RES000001405 ... SAN ANTONIO .. .01/10/2025 .. ... 6.875 |.. .. 173,210 ... .0, ... 479,954
RES000001406 ... .01/13/2025 .. .. 7.500 |.. ... 547,790 |... ...0].. ... 665,000
RES000001407 ... . 12/20/2024 .. 7.750 |.. .. 275,613 ... .0, .. 340,000
RES000001408 .01/15/2025 .. .8.125 101,476 .0 141,000
RES000001409 DAVENPORT .. .01/06/2025 .. 9.000 158,872 .0 227,000
RES000001410 LAKE CHARLES . .01/03/2025 .. .6.625 337,198 .0 416,500
RES000001411 ... COWETA .01/06/2025 .. ... 284,586 |... .0, ... 415,000
RES000001412 ... WELL INGTON ... .01/14/2025 .. ... 535,962 |... ...0].. ... 750,000
RES000001413 ... . 12/31/2024 .. ... 674,543 ... .0, ... 819,000
RES000001414 ... . 12/31/2024 .. ... 320,195 ... ...0].. ... 468,200
RES000001415 ... MILLER PLACE ... .01/10/2025 .. ... 462,075 ... .0, ... 599,000
RES000001416 ... ORLANDO . . 01/14/2025 .. ,202,734 (... ...0].. .1,640,074
RES000001417 ... PEORIA ... . 12/19/2024 .. 175,384 |... .0, ... 214,999
RES000001418 ... NORTH RICHLAND HILLS .. . 12/26/2024 .. .. 332,634 ]... ...0].. .. 405,000
RES000001419 FORT MYERS ...... L 12/11/2024 .. 287,372 .0 400,000
RES000001420 CASTRO VALLEY .. .01/17/2025 .. 698,353 .0 .1,420,093
RES000001421 STONE MOUNTAIN . .01/17/2025 .. 286,608 .0 375,000
RES000001422 ... FLUSHING .01/16/2025 .. ... 646,508 |... ...0].. ... 915,000
RES000001423 ... FORT WORTH ... . 01/13/2025 .. ... 405,984 ... .0, ... 450,000
RES000001424 ... CHULA VISTA .. .01/02/2025 .. ... 248,220 ... ...0].. .1,250,000
RES000001425 ... ST PETERSBURG .. . 01/14/2025 .. ... 832,587 ... .0, .1,010,000
RES000001426 ... .01/17/2025 .. ... 821,867 |... ...0].. .1,233,036
RES000001427 ... SAN ANTONIO .. .01/15/2025 .. ... 203,930 |... .0, ... 367,000
RES000001428 ... FLORENCE .01/13/2025 .. ... 214,633 ... ...0].. ... 390,000
RES000001429 ... .01/06/2025 .. .. 316,367 |... .0, .. 705,999
RES000001430 ELKINS PARK .01/09/2025 .. 396,900 .0 490,000
RES000001431 TACOMA ... . 12/30/2024 .. 461,484 .0 567,000
RES000001432 PLAINFIELD .01/21/2025 .. 382,186 .0 450,000
RES000001433 MOUNT DORA .01/10/2025 .. 395,156 .0 602,360
RES000001434 WEBSTER .... .01/28/2025 .. 259,307 .0 449,964
RES000001435 ... STONE MOUNTAIN . . 01/23/2025 .. L 179,267 ). .0, ... 305,014
RES000001436 ... LAGUNA WOoODS . .01/15/2025 .. ... 259,971 ... ...0].. ... 357,692
RES000001437 ... .01/21/2025 .. ... 195,962 ... .0, ... 351,006
RES000001438 ... .01/09/2025 .. ... 499,800 |... ...0].. ... 610,000
RES000001439 ... WALWORTH ... .01/17/2025 .. ... 190,238 |... .0, ... 240,000
RES000001440 ... PARKLAND ... . 02/03/2025 .. ,358,834 ... ...0].. .1,900,000
RES000001441 LINCOLN . .01/28/2025 .. 523,754 .0 685,000
RES000001442 HAMPTON . .01/30/2025 .. 217,073 .0 281,000
RES000001443 NILES .... .01/28/2025 .. 519,740 .0 630,000
RES000001444 INDIANAPOLIS . .01/27/2025 .. 129,248 .0 160,000
RES000001445 GLEN ALLEN . 01/29/2025 .. 264,772 .0 342,000
RES000001446 ... BAY POINT .... .01/30/2025 .. ... 353,194 ... ...0].. ... 500,000
RES000001447 ... PORT SAINT LUCIE . .01/28/2025 .. ... 259,845 ... .0, ... 515,000
RES000001448 ... . 01/23/2025 .. ... 184,658 |... ...0].. ... 246,000
RES000001449 ... . 01/24/2025 .. ... 455,610 ... .0, ... 630,000
RES000001450 ... . 12/27/2024 .. ... 282,777 ... ...0].. ... 370,000
RES000001451 ... CHARLES TOIN ... .01/15/2025 .. ... 184,085 ... .0, ... 240,000
RES000001452 ... ELIZABETH CITY . . 01/29/2025 .. ... 167,895 ... ...0]. ... 218,000
RES000001453 ... COLUMBUS ... . 01/24/2025 .. .. 215,270 ... .0, .. 310,000
RES000001454 LAS VEGAS . . 12/06/2024 .. 430,334 .0 555,000
RES000001455 ... LAS VEGAS .... . 12/05/2024 .. .. 366,195 ... ...0].. .. 490,000
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RES000001456 ... NEWPORT BEACH . 01/14/2025 .. ... 7.000 |.. ....1,487,588 |... .0, . 3,999,999
RES000001457 ... NORTH BALDWIN . 12/20/2024 .. .. 6.750 |.. ...0]..
RES000001458 ... . 01/22/2025 .. . .0,
RES000001459 ... LONG VALLEY .. .01/13/2025 .. .. 1,321,564 |... ...0].. .
RES000001460 ... COPPEROPOLIS . . 12/31/2024 .. ... 571,410 ... .0, ... 750,000
RES000001461 ... DAVENPORT .01/03/2025 .. RV TAN ...0].. ... 395,800
RES000001462 ... . 12/30/2024 .. 211,488 |... .0, ... 335,008
RES000001463 LOS ANGELES .01/03/2025 .. .1,848,208 .0 .2,108,500
RES000001464 DUNCANVILLE .. .01/28/2025 .. 200,004 .0 280,000
RES000001465 SCHENECTADY .. .01/27/2025 .. 191,104 .0 260,000
RES000001466 ... CHULA VISTA .. .01/16/2025 .. ... 329,588 |... .0, ... 710,000
RES000001467 ... .01/15/2025 .. ... 192,639 ... ...0].. ... 277,000
RES000001468 ... WESTMINSTER .. .01/15/2025 .. ... 391,041 ... .0, .1,035,140
RES000001469 ... PLANTATION ... . 02/04/2025 .. ... 166,541 ... ...0].. ... 244,985
RES000001470 ... LAS VEGAS .... . 01/14/2025 .. ... 239,883 ... .0, ... 338,500
RES000001471 ... MIAMI BEACH .. . 01/24/2025 .. ... 273,184 ... ...0].. ... 440,000
RES000001472 ... HOUSTON . 01/29/2025 .. ... 258,136 |... .0, ... 330,000
RES000001473 ... NEVADA CITY .. .01/20/2025 .. L 219,177 ... ...0].. .. 411,000
RES000001474 KILDEER . . 02/04/2025 .. 607,042 .0 740,000
RES000001476 FLINT ... . 01/22/2025 .. .495,999 .0 605,000
RES000001478 OCEAN ISLE BEACH . . 01/24/2025 .. 620,811 .0 760,000
RES000001479 ... KITTY HAWK .01/30/2025 .. .. 287,582]... ...0].. ... 815,000
RES000001480 ... LA PLACE . 02/04/2025 .. 161,453 |... .0, ... 206,000
RES000001481 ... ST AUGUSTINE . .02/10/2025 .. ,762,071]... ...0].. .2,150,000
RES000001482 ... MYRTLE BEACH . 02/10/2025 .. ... 193,567 |... .0, ... 283,000
RES000001483 ... NORTH BAY VILLAGE ... . 02/14/2025 .. ... 363,644 ... ...0].. ... 540,000
RES000001484 ... NORRI STOWN . 02/13/2025 .. ... 448,052 ... .0, ... 595,000
RES000001485 ... MOUNTAIN GREEN .... .02/10/2025 .. ... 493,885 ... ...0].. ... 685,000
RES000001486 ... MYRTLE BEACH ... . 02/13/2025 .. . 121,929... .0, .. 299,000
RES000001487 SACRAMENTO ... . 02/07/2025 .. 541,125 .0
RES000001488 FORT LAUDERDALE . 02/14/2025 .. 408,685 .0
RES000001489 LOS ANGELES .. . 02/13/2025 .. 578,624 .0
RES000001490 MIAMIE ... . 02/14/2025 .. 338,022 .0
RES000001491 N HOLLYWOOD . 02/07/2025 .. 374,811 .0
RES000001492 ... ROCKPORT . 02/11/2025 .. ... 283,339 ... .0, ... 366,000
RES000001493 ... GALVESTON . 02/14/2025 .. ... 281,278 |... ...0].. ... 635,000
RES000001494 ... NORTH MYRTLE BEACH . . 02/11/2025 .. ... 308,693 ... .0, ... 475,000
RES000001495 ... HADDONF ELD .. . 02/13/2025 .. ... 247,860 |... ...0].. ... 380,000
RES000001496 ... . 12/20/2024 .. ... 185,386 |... .0, ... 290,000
RES000001497 ... LOMPOC ... .01/28/2025 .. .. 508,777 |... ...0].. ... 700,000
RES000001498 HOMEWOOD .01/28/2025 .. 669,374 .0 .1,085,000
RES000001499 ABINGTON ... . 02/05/2025 .. 487,296 .0 600,000
RES000001500 LAKE FOREST . 02/03/2025 .. ,489,800 .0 2,075,000
RES000001501 SARASOTA ... . 02/21/2025 .. 294,187 .0 385,000
RES000001502 TREASURE ISLAND . 02/21/2025 .. 325,194 .0 437,000
RES000001503 ... . 02/19/2025 .. ... 144,625 ... ...0].. ... 225,000
RES000001504 ... MCDONOUGH . 02/21/2025 .. ... 207,316 |... .0, ... 415,000
RES000001505 ... PURCELLVILLE . .01/31/2025 .. ... 367,559 ... ...0].. ... 515,000
RES000001506 ... MURFREESBORO . . 12/27/2024 .. ... 128,212 ... .0, ... 280,000
RES000001507 ... CINCINNATI ... .01/17/2025 .. ... 205,663 ... ...0].. ... 600,000
RES000001508 ... HILMAR ... . 11/18/2024 .. ... 295,209 ... .0, ... 470,999
RES000001509 ... NEWPORT . .01/27/2025 .. ... 149,055 ... ...0]. ... 217,999
RES000001510 ... WILMINGTON . 12/27/2024 .. .. 154,074 ... .0, .. 236,000
RES000001511 SEDONA ... . 11/21/2024 .. 493,695 .0 795,000
RES000001512 ... SAN_RAMON .. . 02/01/2025 .. ....2,010,333 ... ...0].. .2,800,000
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RES000001513 ... JACKSONVILLE ... .01/31/2025 .. ... 179,433 ... .0, ... 237,990
RES000001514 ... BATON ROUGE . 01/24/2025 .. ... 145,873 ... ...0].. ... 305,010
RES000001515 ... MASCOTTE .01/27/2025 .. ... 308,017 ... .0, ... 425,034
RES000001516 ... MIAME ... .01/27/2025 .. L 713,731 ...0].. ... 995,000
RES000001517 ... OZONE PARK ... . 01/24/2025 .. .. 721,168 |... .0, ... 999,000
RES000001518 ... WILMINGTON ... .01/27/2025 .. ... 446,253 ... ...0].. .. 849,990
RES000001519 ... SANTA BARBARA .. .01/30/2025 .. ....2,038,069 |... .0,
RES000001520 RUTHERFORD .02/10/2025 .. ... 572,460 .0
RES000001521 CORNELIUS .. .01/30/2025 .. 1,337,794 .0 .1,470,000
RES000001522 MYRTLE BEACH . 02/06/2025 .. .233,544 .0 323,000
RES000001523 ... ELLIJAY . 02/07/2025 .. ... 403,085 ... .0, .. 480,000
RES000001524 ... ORANGE BEACH . . 02/14/2025 .. ... 629,466 |... ...0].. .. 730,000
RES000001525 ... PINE BUSH .01/27/2025 .. ... 542,663 ... .0,
RES000001526 ... LOS ANGELES .. .01/31/2025 .. ,541,004 |... ...0].. .
RES000001527 ... BRIGHTON . 02/04/2025 .. 296,048 |.... .0, ... 464,999
RES000001528 ... TRENTON ... .01/31/2025 .. ... 199,438 ... ...0].. ... 260,000
RES000001529 ... TRENTON ... . 01/31/2025 .. ... 307,577 |... .0, ... 400,000
RES000001530 ... KISSIMMEE . .01/30/2025 .. .. 280,555 |... ...0].. .. 384,990
RES000001531 LAKELAND .01/21/2025 .. 200,799 .0 262,000
RES000001532 CHEHALIS ... . 02/28/2025 .. 309,400 .0 425,000
RES000001533 CAPE MAY COURT HOUSE . 02/28/2025 .. 674,730 .0 945,000
RES000001534 ... BOYDTON . 02/28/2025 .. .. 121,710 ... ...0].. ... 161,000
RES000001535 ... MAPLE PARK . 02/28/2025 .. ... 164,588 |... .0, .. 210,000
RES000001536 ... BELEWS CREEK ... . 02/26/2025 .. ... 854,890 |... ...0]..
RES000001537 ... COTTONWOOD HEIGHTS . 02/21/2025 .. ,489,888 |... .0,
RES000001538 ... LEXINGTON PARK ... . 02/26/2025 .. 153,483 |... ...0]..
RES000001539 ... . 02/27/2025 .. ... 156,278 |... .0, .
RES000001540 ... SAINT MARYS .. . 02/24/2025 .. ... 156,651 ... ...0].. ... 210,000
RES000001541 ... BEDFORD ... . 12/27/2024 .. .. 207,186 |... .0, .. 268,000
RES000001542 ARLINGTON .. .01/31/2025 .. 470,593 .0
RES000001543 SNOWMASS VILLAGE . .01/16/2025 .. 360,013 .0
RES000001544 RICHMOND ...... . 02/04/2025 .. 207,774 .0
RES000001545 WALL INGTON . 02/18/2025 .. 609,960 .0
RES000001546 CROSBY ... .01/16/2025 .. 413,473 .0
RES000001547 ... LA JOLLA . 02/01/2025 .. ,129,843 (... .0,
RES000001548 ... SANTA CLARITA .. . 02/07/2025 .. ... 527,581... ...0]..
RES000001549 ... .01/27/2025 .. .. 523,756 |... .0,
RES000001550 ... . 02/05/2025 .. 161,109 |... ...0]..
RES000001551 ... SUNDANCE ... . 02/21/2025 .. ,501,712]... .0, .
RES000001552 ... LEMOORE .... .01/30/2025 .. .. 157,093 ... ...0].. .. 220,000
RES000001553 YORK .. . 01/22/2025 .. 182,299 .0 255,000
RES000001554 NEWARK . 02/06/2025 .. 262,586 .0 365,000
RES000001555 ORANGE ... . 02/04/2025 .. ,240,131 .0 ,680,000
RES000001556 LEVITTONN . . 02/06/2025 .. 501,298 .0 751,000
RES000001557 SIMI VALLEY . 02/11/2025 .. ,095,686 .0 .2,150,000
RES000001558 ... TRENTON . 02/07/2025 .. 245,462 |... ...0].. ... 320,000
RES000001559 ... RICHMOND ... . 02/25/2025 .. ... 213,778 |... .0, ... 275,000
RES000001560 ... GLENDALE ... . 02/27/2025 .. ... 650,154 ... ...0].. ... 975,000
RES000001562 ... CORAL SPRINGS . 03/12/2025 .. ... 566,305 ... .0, ... 125,000
RES000001563 ... SURFSIDE BEACH ... . 03/12/2025 .. . 171,169 ... ...0].. ... 294,000
RES000001565 ... ORLANDO ... . 01/25/2025 .. 541,262 |... .0, ... 704,990
RES000001566 ... REDMOND ... . 02/28/2025 .. ,705,291 |.... ...0]. .2,198,000
RES000001567 ... TRENTON ... . 02/26/2025 .. .. 170,084 |... .0, .. 222,014
RES000001568 KATY ..... . 03/06/2025 .. 293,921 .0 380,000

...0]..

. 02/28/2025 .. .. 223,123 ...

.. 275,000
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RES000001570 ... SAN DIEGO . 02/27/2025 .. .7.625 |.. .. 959,266 |... .1,160,000
RES000001571 ... WOODSON TERRACE ... . 03/05/2025 .. .7.625 |.. ... 118,775
RES000001572 ... JAMAICA .... . 02/27/2025 .. . ... 705,000
RES000001573 ... ELK GROVE . . 02/11/2025 .. ...607,016|... ... 735,705
0399999. Mortgages in good standing - Residential mortgages-all other 213,043,280 309,821,872
3626433 ....uiiiiiiiiiiiiiiiiii e |ELYRIA ............................................................................................................................ L P PP PP PPPPPPPPN REPPUUUTN 03/11/2025 ..vvvvvnen fornnniiiiiiiiiiiiiiiiiinen, 6.531 | 2,500,000 |.oeeeeeeiiieneieeeeeeeeeeeeeeeeeeeeeeeeeee Ol 0
0499999. Mortgages in good standing - Commercial mortgages-insured or guaranteed 2,500,000 0 0
0526430 L0 [N [0 TR RS UEUEE) R, 03/18/2025 ..evvvvven fernnnniiiiiiiiiiie 6.983 ooeiiiiiiiiiiiiiieeeees 5,000,000
2126428 . CAMBRIDGE . . 02/26/2025 .. ....1,800,000 |...
4426427 . BRYAN . . 01/07/2025 .. ....2,250,000 |... .0J..
0599999 Mortgages in good standlng CommerC|aI mortgages-all other 9,150,000 0 0
0899999. Total Mortgages in good standing 224,693,280 11,667 309,821,872
1699999. Total - Restructured Mortgages 0 0 0
2499999. Total - Mortgages with overdue interest over 90 days 0 0 0
3299999. Total - Mortgages in the process of foreclosure 0 0 0
3399999 - Totals 224,693,280 11,667 309,821,872
SCHEDULE B - PART 3
Showing All Mortgage Loans DISPOSED Transferred or Repaid During the Current Quarter
1 Location 4 5 Change in Book Value/Recorded Investment 14 15 16 17 18
2 3 Book Value/ 8 9 10 1" 12 13 Book Value/

Recorded Current Recorded

Investment Year's Other- Total Investment Foreign

Excluding Unrealized Current Than- Capitalized Change Total Foreign | Excluding Exchange Realized Total

Accrued Valuation Year's Temporary Deferred in Exchange Accrued Gain Gain Gain

Loan Date Disposal Interest Increase/ [(Amortization)| Impairment | Interestand | Book Value | Change in Interest on Consid- (Loss) on (Loss) on (Loss) on
Loan Number City State Type Acquired Date Prior Year | (Decrease) | /Accretion | Recognized Other (8+9-10+11) | Book Value Disposal eration Disposal Disposal Disposal

0425874 ... SPRINGDALE 12/21/2016 ....03/14/2025 ...1,668,220 |.... 0. 01,573,477 | 1,573,477 |... 0] .0
0525574 . .. | BAKERSFIELD .09/25/2012 .. .03/31/2025 0 .0 .484,734 0 0
3625445 . . | WADSWORTH .03/09/2010 .. .02/28/2025 0 .0 ..38,387 0 0
3626019 .... ELYRIA 05/31/2023 ....08/11/2025 ..... ..0f. 0. .. 405,830 |... 0. .0
4325739 ... NASHVILLE ... 02/25/2015 ....02/28/2025 ..... 0. ..0.. 0. .0
5326128 . COLUMBIA ... 12/20/2019 ....02/07/2025 ..... ..0f. 0. 0. .0
RE8000000148 . 04/19/2024 ....03/14/2025 ..... 0. ..0.. 0. .0
RES000000241 ... .. |MIAMI LAKES ... 05/31/2024 ....03/14/2025 ..... ..0f. 0. . . 0. .0
RES000000296 ... .. | BRIGHTON .. 12/16/2024 ....03/14/2025 ..... 0. ..0.. ... 690,315 |... 0. .0
RES000000478 ... .. |COVINA ... 12/16/2024 ....02/25/2025 ..... . ..0f. 0. ... 675,305 |... 0. .0
RES000000623 ... .. | ARMONA ... 12/16/2024 ....01/24/2025 300,007 |.... 0. ..0.. 297,060 | .. 297,080 |... 0. .0
RES000000655 . | COROLLA .09/11/2024 .. .02/25/2025 .. 746,901 |. 0 .0 .. 709,615 |. 709,615 0 0
RES000000670 ... ARMONA ... 12/16/2024 ...01/24/2025 ... .. 278,045 ... .. 0]. ..0]... .. 273,000 |. ... 273,000 ... .01, .0
0199999. Mortgages closed by repayment 8,768,369 0 0 8,350,175 8,350,175 0 0
0125539 ... TUSCALOOSA .. 01/31/2025 0. ..0.. ....55,169 |. 0. .0
0125617 . . | GREENVILLE .05/02/2013 .. 0 .0 .28,110 |. 0 0
0125841 . .. | BIRMINGHAM .06/31/2023 .. 0 .0 .57,204 |. 0 0
0126299 . . | FAIRHOPE .. .06/24/2022 .. 0 .0 .30,380 |. 0 0
0325730 ... TUCSON ... 08/31/2023 0. ..0.. ....33,793 |. 0. .0
0325796 ... TUCSON ... 05/31/2023 ..0f. 0. ....78,606 |. 0. ...0
0325808 .... 12/23/2015 0. ..0.. ....26,760 |. 0. .0
(U ZSieXc R N [V 0 PSPPSR VR IOUPPPPPIP N 08/30/2017 .0 0. ... 12,562 |. 0. .0
0325955 ... PHOENTX ..ot Jevvenneneeennen Auveninniinnnns fooeeenne s ol 11/09/2017 0. 0. ...37,048 | 0. .0
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0325987 ... PHOENI X 01/31/2025 0. L0 L0 L0 ....53,488 . L0 .0
0326000 ... ORO VALLEY .. 01/31/2025 0. L0 L0 I ....24,065 . L0 ...0
0326083 .... MESA ... 01/31/2025 0. L0 L0 L0 ..22,101 . L0 .0
0326088 . . | TUCSON . .07/23/2019 .. 0 0 .0 .0 19,481 . 0 0
0326122 . .. | TUCSON . .01/31/72025 .. 0 0 .0 L0f .26,842|. 0 0
0326205 . .| MESA . .06/28/2021 .. 0 0 .0 .0 .66,691 |. 0 0
0326227 ... MESA .o v A feeee e [ 08/18/2021 0. L0 L0 L0 ....19,438 . L0 .0
0326231 ... TUCSON ... 08/31/2021 0. L0 L0 I ....84,627 |. L0 ...0
0326266 .... TUCSON ... 01/27/2022 0. L0 L0 L0 ....40,253 |. L0 .0
0326311 ... PHOENIX ... 09/12/2022 0. L0 L0 I ....16,643 |. L0 ...0
0326319 ... TUCSON ... 01/31/2025 0. L0 L0 L0 ... 16,165 [. L0 .0
0326351 ... TUCSON ... 02/28/2023 0. L0 L0 I ....31,833 . L0 ...0
0326363 ... PRESCOTT .. 06/05/2023 0. L0 L0 L0 ... 14,310 [ L0 .0
0326364 ... 06/07/2023 0. L0 L0 I 37,724 |, L0 ...0
0425874 . .. | SPRINGDALE .12/21/2016 .. 0 0 .0 L0f 94,742 0 0
0426093 . .. | BENTON . .05/31/2023 .. 0 0 .0 .0 54,335 |. 0 0
0426094 . . | JONESBORO .05/31/2023 .. 0 0 .0 L0f 31,971 0 0
0426095 .... SPRINGDALE .. 07/31/2019 0. L0 L0 I ....40,328 |. L0 ...0
0426096 ... FAYETTEVILLE ©ooiiiiiiiiiiiciiininnineens v AR [ e el 05/31/2023 0. L0 L0 L0 12,798 | L0 .0
0426097 .... FORT SMITH <o eeeeeenes Jeemmmeeeeeeeee AR [ s [ 07/31/2019 0. L0 L0 I 37,279 |. L0 ...0
0524998 ... SANTA ROSA 05/15/2003 0. L0 L0 [ R 7,397 |. L0 .0
0525557 ... HUNT INGTON BEACH 05/17/2012 0. L0 L0 I L0 ...0
0525574 ... BAKERSFIELD ... 09/25/2012 0. L0 L0 L0 L0 .0
0525580 ... CAMARILLO 10/23/2012 0. L0 L0 I L0 ...0
0525598 ... SAN PEDRO ... 01/29/2013 0. L0 L0 L0 L0 .0
0525661 . .. | SACRAMENTO .. .05/31/2023 .. 0 0 .0 .0 0 0
0525690 . .. | CARDIFF BY THE SEA .08/31/2023 .. 0 0 .0 L0f 0 0
0525765 . .. | DOWNEY ... .05/31/2023 .. 0 0 .0 .0 0 0
0525801 . .. | BARSTOW 1172072015 .. 0 0 .0 L0f 0 0
0525884 . .| SCOTTS VALLEY . 01/27/2017 .. 0 0 .0 .0 0 0
0525895 ... LOS ANGELES ... 03/22/2017 0. L0 L0 L0 L0 .0
0525972 ... CUPERTINO ... 05/31/2023 0. L0 L0 I L0 ...0
0525980 ... 03/08/2018 0. L0 L0 L0 L0 .0
0525988 ... 05/31/2023 0. L0 L0 I L0 ...0
0526016 .... LOS ALAMITOS .. 07/31/2018 0. L0 L0 L0 L0 .0
0526033 .... OTAY MESA 08/31/2023 0. L0 L0 I L0 ...0
0526054 . .. | NEWPORT BEACH . .05/31/2023 .. 0 0 .0 L0f 0 0
0526119 . .. | BEAUMONT . .05/31/2023 .. 0 0 .0 .0 0 0
0526123 . .. |HAYWARD ... .01/3172025 .. 0 0 .0 L0f 0 0
0526141 . .. | CALEXICO . .05/14/2020 .. 0 0 .0 .0 0 0
0526154 . .| SANTA ANA .09/29/2020 .. 0 0 .0 L0f 0 0
0526160 ... AVENAL 12/20/2024 0. L0 L0 I L0 ...0
0526201 .... SANTA CLARITA . 05/28/2021 0. L0 L0 L0 L0 .0
0526207 .... 06/29/2021 0. L0 L0 I L0 ...0
0526208 .... 06/29/2021 0. L0 L0 L0 L0 .0
0526223 ... 08/09/2021 0. L0 L0 I L0 ...0
0526237 ... 05/31/2023 0. L0 L0 L0 L0 .0
0526261 .... 12/23/2021 0. L0 L0 I L0 ...0
0526272 .... SANTA ANA ... 02/28/2022 ...4,043, . 0. L0 L0 L0 L0 .0
0526335 . .| SAN DIEGO J12/22/2022 .. ..10,127,955 |. 0 0 .0 .0 0 0
0526336 ... SAN DIEGO ... 12/22/2022 ...5,407,712].... 0. 0. 0. 0. 0. .0
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0526337 ...
0526353 ...
0526366 ....
0526367 .
0526373 .
0526390 .
0526392 ...
0526400 ....
0526418 ....
0625177 ...
0625990 ...
0626256 ....
0626286 ....
0626413 ....
0825978 .
08263% .
1025390 .
1025549 ....
1025777 ...
1025800 ...
1025810 ...
1025872 ...
1025880 ...
1025934 ....
1025935 ...
1026044 .
1026084 .
1026086 .
1026108 .
1026138 .
1026149 ...
1026166 ...
1026178 ...
1026209 ...
1026211 ...
1026241 ...
1026250 .
1026275 .
1026283 .
1026338 .
1026370 .
1026394 ....
1026397 ...
1026422 ...
1026424 ...
1125701 ...
1125029 ...
1126014 ...
1126127 ...
1126183 .
1126254 ...

.. | NEWARK .
.. | DOVER ..
.| PENSACOLA BEACH .

. | CORAL GABLE

.. | OAKLAND PARK
.. [MIAMI BEACH ...
.. | GREATER GAINESVILLE .
.| FORT LAUDERDALE ...

LONG BEACH ..

THOUSAND OAKS ...

.. [PERRIS ...
.. | SARATOGA .
. | HOMEWOOD ..

ESCONDIDO ...
PASADENA ..
WALNUT ...
AURORA ...
LAKEWOOD .
PEYTON
WESTMINISTER ..
GOLDEN ...

APOPKA
JACKSONVILLE ..
TALLAHASSEE ...

PANAMA CITY BEACH .
WHARTON

PACE .
NAPLES .
LARGO ..
JACKSONVILLE
SEBRING
OPA-LOCKA ...
MIAMI
JACKSONVILLE
JACKSONVILLE
NAPLES

NAPLES ....
MIAMI
FORT LAUDERDALE ...
INVERNESS
WESLEY CHAPEL .
LAWRENCEVILLE .

FORT OGLETHORPE ...
MABLETON .
OAKWOOD ...
SOUTH BEND

01/09/2023
05/25/2023
06/16/2023

02/05/2024
03/28/2024
10/24/2024
09/30/2005
04/26/2018
12/15/2021
05/17/2022
12/16/2024

03/28/2012
07/16/2015
05/31/2023
05/31/2023
05/31/2023
05/31/2023
08/10/2017
08/11/2017

09/17/2020
05/31/2023
05/31/2023
05/31/2023
07/13/2021
10/21/2021

02/16/2024
03/07/2024
11/15/2024
12/12/2024
08/31/2023
05/31/2023
07/31/2018
12/20/2019

12/14/2021

.06/16/2023 ..
.08/31/2023 ..
12/21/2023 ..

.05/31/2023 ..
.02/27/2024 ..
04/11/2008 ..

.05/31/2023 ..
.06/26/2019 ..
.06/27/2019 ..
.05/31/2023 ..
.01/31/2025 ..

12/01/2021 ..
.03/16/2022 ..
.01/31/2025 ..
.01/26/2023 ..
.07/18/2023 ..

.04/22/2021 ..

..13,202,701 |.
1,772,373 |.
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2325844 ... ) R | | PR [SRUUUURRUUURRR R 07/26/2016 ...2,605,164 |.... 0. L0 L0 L0 ....85,328 | L0 .0
2325899 ... CLINTON TONNSHIP ... 08/31/2023 0. L0 L0 I ....27,618 . L0 ...0
2325954 ... LAKE ORION 08/31/2023 0. L0 L0 L0 ... 10,571 . L0 .0
2325985 . .. | MADISON HEIGHTS . .01/31/2025 .. 0 0 .0 .0 .68,154 |. 0 0
2326009 . .. | SHELBY TOWNSHIP . .05/31/2023 .. 0 0 .0 L0f .59,884 |. 0 0
2326012 . .| SHELBY TOWNSHIP . .05/31/2023 .. 0 0 .0 .0 .52,668 |. 0 0
2326032 ... SOUTHGATE 10/30/2018 0. L0 L0 L0 L0 .0
2326131 ... STERLING HEIGHTS 02/28/2020 0. L0 L0 I L0 ...0
2326134 ... ROYAL OAK 03/13/2020 0. L0 L0 L0 L0 .0
2326186 .... KALAMAZOO ... 05/31/2023 0. L0 L0 I L0 ...0
2326226 ... WESTLAND ..vvvviieeccvinineeecevnieeees v Ml e s 08/16/2021 0. L0 L0 L0 L0 .0
2326238 ... NOVIE e eeeenen Jeemmeeeeeeeee M e s 10/20/2021 0. L0 L0 I L0 ...0
2326280 ... ROSEVILLE ...evvvveiiiiiiiniiiieevinninnns v Ml e el 04/14/2022 0. L0 L0 L0 L0 .0
2326356 ... 04/25/2023 0. L0 L0 I L0 ...0
2326362 . .. | SOUTHFIELD .06/01/2023 .. 0 0 .0 L0f 0 0
2326389 . .. | ROCHESTER .12/20/2024 .. 0 0 .0 .0 0 0
2425766 . . | BLOOMINGTON . .06/12/2015 .. 0 0 .0 L0f 0 0
2426159 ... BROOKLYN PARK ....eeeeeeeeeeemnieeeeee Jeemmmeeeeeeene N [ e 05/31/2023 0. L0 L0 I L0 ...0
2426215 ... ST, CLOUD weveviviiiviieieeevriineneenenn Jevvneneeeeeeen BN [ 01/31/2025 0. L0 L0 L0 L0 .0
2525927 ... OLIVE BRANCH ...eeeeeeeeeeeeeneeeeeenn Jeemmmeeeeeeene M [ e [ 05/31/2023 0. L0 L0 I L0 ...0
2526189 ... (0] ) R | A AU RN 05/04/2021 0. L0 L0 L0 L0 .0
2526202 ... JACKSON .o eeeeenns Jeemmeeeeeeeeee M [ [ 06/02/2021 0. L0 L0 I L0 ...0
2625625 ... STLOUIS weviiiiiiiiiiiveieiieevcenines feevneeeeeeenen MO [ e 05/24/2013 0. L0 L0 L0 L0 .0
2925798 ... LAS VEGAS ..oeeeeeeeeeenieeeeemnneeeeee Jeemmeeeeeeee Ve o el 05/31/2023 . 0. L0 L0 I L0 ...0
3125558 ... WILLTAMSTONN ©.evvveiveciviieeeccviiins Jevvvenneeeeeen Ndecs e e e 05/18/2012 . 492,729 ... 0. L0 L0 L0 L0 .0
3125654 . .. | OLD BRIDGE .. .10/22/2013 .. .. 382,682 |. 0 0 .0 .0 0 0
3125862 . .. | WILLINGBORO ... 10/12/2016 .. .. 851,426 |. 0 0 .0 L0f 0 0
3125889 . .. | BARRINGTON .. .02/28/2017 .. .. 790,248 |. 0 0 .0 .0 0 0
312599 . . | WILLINGBORO .05/31/2023 .. 1,941,505 |. 0 0 .0 L0f 0 0
3126177 . RAHWAY ... .03/16/2021 .. 1,209,345 |. 0 0 .0 .0 0 0
3126187 ... WHIPPANY .. 04/30/2021 0. L0 L0 L0 L0 .0
3126419 .... HADDONF IELD . 10/30/2024 0. L0 L0 I L0 ...0
332579% ... WEST ISLIP .. 05/31/2023 0. L0 L0 L0 L0 .0
3326070 ... 04/23/2019 0. L0 L0 I L0 ...0
3326168 ... HEMPSTEAD ... 12/18/2020 . 0. L0 L0 L0 L0 .0
3326239 ... BUFFALO 10/21/2021 . 9 249,139 |.... 0. L0 L0 I L0 ...0
3326246 . .. | FARMINGDALE 172372021 .. ..14,260,151 |. 0 0 .0 L0f .163,512 0 0
3326253 . .. | HAUPPAUGE .12/08/2021 .. 0 0 .0 .0 ..16,945 0 0
3326297 . .. | NEW YORK . .06/17/2022 .. 0 0 .0 L0f ..17,073 0 0
3326305 . .. | HAUPPAUGE .07/21/2022 .. 0 0 .0 .0 ..28,237 0 0
3326306 . .| CARLE PLACE .08/03/2022 .. 0 0 .0 L0f ..33,195 0 0
3326307 ... OSWEGO 08/10/2022 0. L0 L0 I L0 ...0
3326315 ... BOHEMIA v e N [ s 10/31/2022 0. L0 L0 L0 L0 .0
3326316 ... BOHEMIA e eeeeeeeeeeeen Jeemmeeeeeeee NY s e et 11/08/2022 0. L0 L0 I L0 ...0
3326317 ... BOHEMIA v e N [ s 10/31/2022 0. L0 L0 L0 L0 .0
3326318 ... DEER PARK ...eeeeeeeeeeecemneeeeeemnies Jeemmmeeeeeeeee N o s et 10/31/2022 0. L0 L0 I L0 ...0
3326320 ... WEST BABYLON .. 11/08/2022 0. L0 L0 L0 L0 .0
3326321 ... DEER PARK 11/10/2022 0. L0 L0 I L0 ...0
3326322 ... RONKONKOMA 11/09/2022 0. L0 L0 L0 L0 .0
3326323 . . | NORTH BAYSHORE .11/09/2022 .. 0 0 .0 .0 0 0
3326324 ... BOHEMIA ... 11/09/2022 0. 0. 0. 0. 0. .0
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3326325 ... BOHEMIA ... 11/10/2022 957,704 |.... 0. L0 L0 L0 L0 .0
3326357 ... NEW YORK . 04/25/2023 ...3,035,292 |.... 0. L0 L0 I L0 ...0
3326368 ... 07/12/2023 0. L0 L0 L0 L0 .0
3326385 . .. | STATEN ISLAND . .09/29/2023 .. 0 0 .0 .0 0 0
3326399 . .. | MEDFORD ... .01/31/72025 .. 0 0 .0 L0f 0 0
3326425 . . | PATCHOGUE .12/20/2024 .. 0 0 .0 .0 0 0
3425482 ... CARRBORO 12/20/2010 0. L0 L0 L0 L0 .0
3425584 ... INDIAN TRAIL .. 11/27/2012 0. L0 L0 I L0 ...0
3425754 ... 05/31/2023 0. L0 L0 L0 L0 .0
3425875 ... 12/22/2016 0. L0 L0 I L0 ...0
3426078 ... SUNSET BEACH .. PN FOU R RN 06/06/2019 . . 0. L0 L0 L0 L0 .0
3426081 .... FAYETTEVILLE .. FURN PR RN 06/20/2019 754 212 ... 0. L0 L0 I L0 ...0
3426147 ... GREENSBORO B U R 05/31/2023 ...2,537,140 |.... 0. L0 L0 L0 L0 .0
3426175 ... BOILING SPRINGS . 02/17/2021 0. L0 L0 I L0 ...0
3426191 . .. | DURHAM ....... .06/12/2021 .. 0 0 .0 L0f 0 0
3426198 . .. | GREENSBORO .. .05/19/2021 .. 0 0 .0 .0 0 0
3426199 . . | GREENSBORO .01/3172025 .. 0 0 .0 L0f 0 0
3426287 ... DURHAM 05/19/2022 0. L0 L0 I L0 ...0
34263% ... WILMINGTON 02/21/2024 0. L0 L0 L0 L0 .0
3426415 ... JACKSONVILLE .. 08/30/2024 0. L0 L0 I L0 ...0
3625445 ... WADSWORTH 03/09/2010 0. L0 L0 L0 L0 .0
3625547 ... LIBERTY TOWNSHIP ... 02/29/2012 R IO . 0. L0 L0 I L0 ...0
3625605 ... BROADVIEW HEIGHTS . 03/14/2013 [l R 1,939,648 |.... 0. L0 L0 L0 L0 .0
3625671 ... MONTGOMERY 12/26/2013 0. L0 L0 I L0 ...0
3625688 .... MASON ... 06/09/2014 0. L0 L0 L0 L0 .0
3625764 . .. | DAYTON . 06/10/2015 .. 0 0 .0 .0 0 0
3625773 . .. | MASON .07/09/2015 .. 0 0 .0 L0f 0 0
3625835 . .. | DAYTON . ... 06/17/2016 .. 0 0 .0 .0 0 0
3625845 . .. | WELL INGTON ... 08/02/2016 .. 0 0 .0 L0f 0 0
3625850 . . | MORAINE ... .09/09/2016 .. 0 0 .0 .0 0 0
3625851 ... SPRINGBORO .. 09/09/2016 0. L0 L0 L0 L0 .0
3625883 ... CINCINNATI .. 01/19/2017 0. L0 L0 I L0 ...0
3625909 ... COLUMBUS ... 05/16/2017 0. L0 L0 L0 L0 .0
3625933 ... GAHANNA ... 08/31/2023 0. L0 L0 I L0 ...0
3625992 ... MENTOR ... 05/02/2018 0. L0 L0 L0 L0 .0
3626018 ... ... |ELYRIA .... 05/31/2023 0. L0 L0 I L0 ...0
3626019 . .. |ELYRIA .... .05/31/2023 .. 0 0 .0 L0f 0 0
3626024 . .. | WORTHINGTON . ... 08/31/2018 .. 0 0 .0 .0 0 0
3626037 . .. | VANDALIA . .05/31/2023 .. 0 0 .0 L0f 0 0
3626040 . .. | MIAMISBURG .05/31/2023 .. 0 0 .0 .0 0 0
3626045 . . | ONTARIO ... .12/20/2018 .. 0 0 .0 L0f 0 0
3626059 ... FAIRBORN .. 03/21/2019 0. L0 L0 I L0 ...0
3626125 .... COLUMBUS ... 12/20/2019 0. L0 L0 L0 L0 .0
3626143 .... NEW ALBANY .. 06/03/2020 0. L0 L0 I L0 ...0
3626148 .... SPRINGBORO .. 05/31/2023 0. L0 L0 L0 L0 .0
3626155 ... FRANKLIN ... 01/31/2025 0. L0 L0 I L0 ...0
3626173 .... WESTLAKE ... 01/28/2021 0. L0 L0 L0 L0 .0
3626229 ... CINCINNATI .. 08/23/2021 0. L0 L0 I L0 ...0
3626233 ... WELL INGTON .. 01/31/2025 0. L0 L0 L0 L0 .0
3626234 . . | LAGRANGE . .09/17/2021 .. 0 0 .0 .0 0 0
3626260 ... CLEVELAND ... 12/17/2021 ...2,2242% ... 0. 0. 0. 0. 0. .0
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3626265 ... BEDFORD HEIGHTS 01/06/2022 0. L0 L0 L0 ... 29,544 [ L0 .0
3626288 .... WARRENSVILLE HEIGHTS ... 05/19/2022 0. L0 L0 I ....44,008 . L0 ...0
3626358 ... CINCINNATI 04/28/2023 0. L0 L0 L0 ... 39,293 [ L0 .0
3626371 . .. |HUBER HEIGHTS . .07/21/2023 .. 0 0 .0 .0 .54,509 |. 0 0
3626416 . .. | COLUMBUS .. .09/19/2024 .. 0 0 .0 L0f 17,748 |. 0 0
3626417 . .| CUYAHOGA COUNTY . .10/04/2024 .. 0 0 .0 .0 .21,880 |. 0 0
3725792 ... 09/29/2015 0. L0 L0 L0 ...23,151 [ L0 .0
3725834 ...oeeeeeieeeeeeenneeeeee [ OKLAHOMA CITY oo e eeeeeee K e et 06/15/2016 0. L0 L0 I L0 ...0
3726011 oevveeiiiiiinienneeeenen [DUNCAN Lo [ O [ 07/24/2018 0. L0 L0 L0 L0 .0
3726182 ... OKLAHOMA CITY e eeeeenen Jeemmmeeeeeeenes K [ s e 04/16/2021 0. L0 L0 I L0 ...0
3726245 ... MIDWEST CITY ovvvniiiiiiiiiineeeevviins Jvvnenneeeeenen 0K e e s 11/23/2021 0. L0 L0 L0 L0 .0
3726354 ..o [ TULSA e [ eeeeneee O [ 04/18/2023 0. L0 L0 I L0 ...0
3825842 .....oeevvvieneeeeinineens [TUALATIN Lo [ R e s 07/14/2016 0. L0 L0 L0 L0 .0
3825869 ... 12/02/2016 0. L0 L0 I L0 ...0
3825915 . .. | MCMINNVILLE .06/23/2017 .. 0 0 .0 L0f 0 0
382597 . .. | PORTLAND 12/20/2017 .. 0 0 .0 .0 0 0
3826039 . . | PORTLAND .. 12/12/2018 .. 0 0 .0 L0f 0 0
3826142 .... MCMINNVILLE 05/31/2023 0. L0 L0 I L0 ...0
3826144 .... OREGON CITY . 01/31/2025 0. L0 L0 L0 L0 .0
3826185 ... 04/29/2021 0. L0 L0 I L0 ...0
3826273 ... MONMOUTH 03/08/2022 0. L0 L0 L0 L0 .0
3925908 ... ASTON TOWNSHIP .eeeeeeeeeeeeeeeeenis Jeemmeeeeeeeeen PR e s [ 05/12/2017 0. L0 L0 I L0 ...0
3925926 ... DOYLESTOWN ...oevvvviiieeeceiiiieeeeevnnen Jevvnineeeeeenen PAec e s 07/14/2017 0. L0 L0 L0 L0 .0
3925976 ... CRANBERRY TOWNSHIP ... 05/31/2023 0. L0 L0 I L0 ...0
3926013 ... PITTSBURGH .. 05/31/2023 0. L0 L0 L0 L0 .0
3926079 . .. | BLOOMSBURG .. .06/13/2019 .. 0 0 .0 .0 0 0
3926101 . .. |PITTSBURGH .. .08/28/2019 .. 0 0 .0 L0f 0 0
3926406 . .. | PHILADELPHIA .01/31/2025 .. 0 0 .0 .0 0 0
3926407 . .. | PHILADELPHIA .. .01/3172025 .. 0 0 .0 L0f 0 0
4125556 . . |ROCK HILL ... .05/17/2012 .. 0 0 .0 .0 0 0
4125576 ... SPARTANBURG . 10/05/2012 0. L0 L0 L0 L0 .0
4125712 ... ROCK HILL ... 10/23/2014 0. L0 L0 I L0 ...0
4125782 .... FLORENCE .... 05/31/2023 0. L0 L0 L0 L0 .0
4125797 ... LEXINGTON 11/10/2015 0. L0 L0 I L0 ...0
41258% ... PAWLEYS ISLAND .. 05/31/2023 0. L0 L0 L0 L0 .0
4126140 .... 05/31/2023 0. L0 L0 I L0 ...0
4126200 . .. | SENECA . .05/31/2023 .. 0 0 .0 L0f 0 0
4126401 . .| IRMO . .03/28/2024 .. 0 0 .0 .0 0 0
4126421 . .. | CAYCE .. .10/31/72024 .. 0 0 .0 L0f 0 0
4325577 . .. | CHATTANOOGA . .10/09/2012 .. 0 0 .0 .0 0 0
4325739 . . | NASHVILLE .02/25/2015 .. 0 0 .0 L0f 0 0
4325820 ... KNOXVILLE ... 03/23/2016 0. L0 L0 I L0 ...0
4326179 ... POWELL 03/23/2021 0. L0 L0 L0 L0 .0
4326195 ... CLARKSVILLE ... 05/18/2021 0. L0 L0 I L0 ...0
4326228 ... CLARKSVILLE ... 08/18/2021 0. L0 L0 L0 L0 .0
4326380 ... 09/05/2023 0. L0 L0 I L0 ...0
4326386 .... NASHVILLE ... 10/30/2023 0. L0 L0 L0 L0 .0
4425277 ... SAN ANTONIO . 11/21/2006 . 0. L0 L0 I L0 ...0
4425405 ... HOUSTON ... 07/10/2008 132,104 |.... 0. L0 L0 L0 L0 .0
4425463 . . | EL PASO .. 09/16/2010 .. .. 211,687 |. 0 0 .0 .0 0 0
4425478 ... EL PASO ... 12/06/2010 357,169 |.... 0. 0. 0. 0. 0. .0
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4425567 ... FREDERICKSBURG .......eevvvnnniveieinninnnns Jevvnenneneennnes Tevinncnciiinns oo e [ 07/16/2012 .. 1,034,179 ... 0. L0 L0 L0 ....83,027 | L0 .0
4425611 ... SAN ANTONIO 04/11/2013 0. L0 L0 I 032,982 |. L0 ...0
4425633 ... KATY ... 06/26/2013 0. L0 L0 L0 ...49,029 [. L0 .0
4425660 . .. |EL PASO .10/31/2013 .. 0 0 .0 .0 0 0
4425667 . .. | SAN ANTONIO . .05/31/2023 .. 0 0 .0 L0f 0 0
4425686 . .| GRAND PRAIRIE . .05/23/2014 .. 0 0 .0 .0 0 0
4425779 ... AUSTIN 07/27/2015 0. L0 L0 L0 L0 .0
4425804 ... ALAMO HEIGHTS . 12/04/2015 0. L0 L0 I L0 ...0
4425833 ... SAN ANTONIO ... 06/09/2016 0. L0 L0 L0 L0 .0
4425840 ... SAN ANTONIO . 07/08/2016 0. L0 L0 I L0 ...0
4425893 ... 01/31/2025 0. L0 L0 L0 L0 .0
4425906 ... SAN ANTONIO ... 05/31/2023 0. L0 L0 I L0 ...0
4425912 ... CORPUS CHRISTI 06/09/2017 0. L0 L0 L0 L0 .0
4425948 ... LAREDO .... 05/31/2023 0. L0 L0 I L0 ...0
4425003 . .. | HOUSTON ... 05/08/2018 .. 0 0 .0 L0f 0 0
4425995 . .. | CORPUS CHRISTI .05/31/2023 .. 0 0 .0 .0 0 0
4426002 . . | HOUSTON ... .. 06/20/2018 .. 0 0 .0 L0f 0 0
4426007 ...oevnneeeeennneeeeeennn [PLANO e [ T e e 07/11/2018 0. L0 L0 I L0 ...0
4426035 ... = I R b SRR AU R 05/31/2023 0. L0 L0 L0 L0 .0
4426047 .... SAN ANTONTO e e e e eeeen Jeemmeeeeeeeees T [ s e 01/24/2019 0. L0 L0 I L0 ...0
4426048 .... SAN ANTONTO eveeiviieeeccevnieeeeees feevnieeeeeenes Teviiinncccinins foeeeeees e ol 05/31/2023 0. L0 L0 L0 L0 .0
4426052 ... SAN ANTONTO e e eeee e eeees Jeemmeeeeeeenes T [ e e 02/21/2019 0. L0 L0 I L0 ...0
4426071 ..o [DALLAS e [ TR [ 04/26/2019 0. L0 L0 L0 L0 .0
4426105 .... SAN ANTONTO e e e e eeeen Jeemmeeeeeeeees T [ s e 09/18/2019 0. L0 L0 I L0 ...0
4426107 ... BOERNE ... 05/31/2023 0. L0 L0 L0 L0 .0
4426114 . .. |EL PASO .11/05/2019 .. 0 0 .0 .0 0 0
4426120 . .. |AUSTIN .... .01/3172025 .. 0 0 .0 L0f 0 0
4426135 . .. | SAN ANTONIO . .03/23/2020 .. 0 0 .0 .0 0 0
4426137 . .. | SAN MARCOS .. .05/31/2023 .. 0 0 .0 L0f 0 0
4426145 . .| AUSTIN ... .01/31/2025 .. 0 0 .0 .0 0 0
4426157 .... LEAGUE CITY ... 10/16/2020 0. L0 L0 L0 L0 .0
4426164 .... BEVERLY HILLS . 01/31/2025 0. L0 L0 I L0 ...0
426172 .o [AUSTIN s [ T [ 01/28/2021 0. L0 L0 L0 L0 .0
4426212 ... GRAND PRAIRIE ...oeeeeeeeeeeeenieeeeee Jeemmeeeeeeeees T o s e 07/13/2021 0. L0 L0 I L0 ...0
4426224 ... SAN ANTONTO eveeiiviiieeecceiiineeecees fvnnineeeeeenes Tevinnncininns foeeeeeee e [ 08/11/2021 0. L0 L0 L0 L0 .0
4426235 ... AUSTIN 09/21/2021 0. L0 L0 I L0 ...0
4426242 . .. | SAN MARCOS 1072272021 .. 0 0 .0 L0f 0 0
4426247 . .. | CONRCE ... .05/31/2023 .. 0 0 .0 .0 0 0
4426255 . .. | SAN ANTONIO . 1271472021 .. 0 0 .0 L0f 0 0
4426259 . . | SAN ANTONIO . A2/17/2021 .. 0 0 .0 .0 0 0
4426271 . .| AUSTIN ....... .02/23/2022 .. 0 0 .0 L0f 0 0
4426285 ... NEW BRAUNFELS . 05/31/2023 0. L0 L0 I L0 ...0
4426309 ... RICHMOND ...vvveiiiiiniiiieciiiiieeevenes feevneneeeeeees T foeeeeees e el 08/26/2022 0. L0 L0 L0 L0 .0
4426352 ... LAKE JACKSON ..eeeeeeeeeeeemnieeeeeeenn Jeemmmeeeeeemnes T foeeeeees s e 03/06/2023 0. L0 L0 I L0 ...0
4426375 ... SAN ANTONTO eveciviieeeecevrieeeeees feevnieeeeeenes Tevniinncccinens foeeeeees e s 12/20/2024 0. L0 L0 L0 L0 .0
4426405 ... PFLUGERVILLE ...eeeeeeeeeeeeeeeeennes Jeemmmeeeeeemees T [ e e 01/31/2025 0. L0 L0 I L0 ...0
4426409 ... ALICE .. 06/14/2024 0. L0 L0 L0 L0 .0
4426427 ... BRYAN .. 01/07/2025 0. L0 L0 I L0 ...0
4525762 ... MURRAY ... 05/29/2015 0. L0 L0 L0 L0 .0
4526113 . . |LINDON ... .10/28/2019 .. 0 0 .0 .0 0 0
4725492 ... WOODBRIDGE .. 04/06/2011 0. 0. 0. 0. 0. .0




I AVE

STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE B - PART 3

Showing All Mortgage Loans DISPOSED Transferred or Repaid During the Current Quarter

1 Location 4 5 Change in Book Value/Recorded Investment 14 15 16 17 18
2 3 Book Value/ 8 9 10 1" 12 13 Book Value/
Recorded Current Recorded
Investment Year’s Other- Total Investment Foreign
Excluding Unrealized Current Than- Capitalized Change |Total Foreign| Excluding Exchange Realized Total
Accrued Valuation Year's Temporary Deferred in Exchange Accrued Gain Gain Gain
Loan Date Disposal Interest Increase/ [(Amortization)| Impairment | Interestand | Book Value | Change in Interest on Consid- (Loss) on (Loss) on (Loss) on
Loan Number City State Type Acquired Date Prior Year | (Decrease) | /Accretion | Recognized Other (8+9-10+11) | Book Value Disposal eration Disposal Disposal Disposal

4725501 ...
4725563 ...
4725662 ....
4725733 .
4726006 .
4726225 .
4825717 ...
4825760 ....
4825825 ...
4825826 ...
4826118 ...
4826190 ....
4826197 ...
4826249 ...
4826279 .
4826282 .
4826300 .
4926038 ....
5025877 ...
5025047 ...
5026341 ...
5026343 ...
5026344 ...
5026383 ....
5026384 ...
5325587 .
5325613 .
5325965 .
5326128 .
5326151 .
5326167 ....
5326192 ...
5326377 .

HE8000000067
RES000000071 ...
RES000000074 ...
RES000000075
RES000000076
RES000000086
RES000000087
RES000000089
RES000000090 ...
RES000000091 ...
RES000000092 ...
RES000000093 ...
RES000000094 ...
RES000000095 ...
RES000000096 ...
RES000000097 ...
RES000000098
RES000000099 ...

. | FALLS CHURCH

. | NENPORT NENS

.. | SPOKANE ...
.. | BELLEVLE .
. | REDMOND ...

.. | TURNERSVILLE
.. | MANCHESTER
.. | LUBBOCK ...
.. | COLUMBIA .
. | BUFFALO

.. | GALVESTON
.. | WILDWOOD CREST
.. [LOS ANGELES
.. [VASS ...
.. [ TOLLESON ..
.. |MESA ...
.. | DAYTON .
.. | BOCA RATON
.. | GAINESVILLE ...
. | SARASOTA ..

.. | LAKENOOD .
.. | WILMINGTON ..
.. | OCEAN CITY
. | CHESTER ...

CHARLOTTESVILLE ...

WILL IAMSBURG

CHESTER ...

BELL INGHAM ..
VANCOUVER ...
KIRKLAND ...
BONNEY LAKE ...
SPANAWAY
ARLINGTON ...

BRIDGEPORT ..
MILWAUKEE

MENOMONEE FALLS .

OAK CREEK ...
GREENFIELD ..

MILWAUKEE ...
FRANKLIN

SCHERTZ ...
FT. WRIGHT ..
COVINGTON ...
CHESAPEAKE
FERNANDINA BEACH

05/05/2011
06/28/2012
11/08/2013

11/14/2014
05/31/2023
04/28/2016
04/28/2016
11/21/2019
05/05/2021
05/19/2021
05/31/2023

12/10/2018
12/28/2016
05/31/2023
01/31/2023
01/31/2023
01/31/2023
09/13/2023
09/19/2023

12/03/2020
05/13/2021
09/01/2023
04/02/2024
04/02/2024
03/28/2024

12/16/2024
03/28/2024
12/16/2024
03/26/2024
03/29/2024
03/27/2024
03/22/2024
03/19/2024

03/22/2024

12/31/2014 ..
.01/31/2025 ..
.08/13/2021 ..

.05/31/2023 ..
.04/21/2022 ..
.06/28/2022 ..

1173072012 ..
.04/17/2013 ..
.05/31/2023 ..
.12/20/2019 ..
.05/31/2023 ..

.03/28/2024 ..
.03/27/2024 ..
.03/28/2024 ..
.12/16/2024 ..
.12/16/2024 ..

.03/28/2024 ..

0O 0O 0O 00 0000000000000 O0O0O0O0O0OO0DO0O0DO0DO0OODO0OOODODO0OODOODOOO0O0 OO0 O OO O O O

O 0O 000 0000000000000 ODO0OODODOOODOODODOODODOODODOODOOODOOOOOO OO O OO

....34,644 |.
....22,646 |
....81,3% |

51,274 |.
.50,682 |.
.60,515 |.
....35,210 |
....64,485 |
....26,872 |
... 13,419 |
....33,704 |
....30,198 |
....18,877 |
....82,200 |.

.31,267 |.
.20,487 |.
.35,964 |.

363,765 |.
..43,178 |
.. 156,075 |.
..2,550 |.

0 0O 0O 0O 0000000000000 O0O0O0O0O0O0O0O0ODO0O0DO0DO0OODO0OOODODO0OODOOOOOO OO0 O OO O O O

0 0O 0O 0O 0000000000000 O0O00O0O0O0O0O0O0DO0O0DO0DO0OODO0OOODODO0OODOODOOOO OO0 OO OO O O
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE B - PART 3

Showing All Mortgage Loans DISPOSED Transferred or Repaid During the Current Quarter

1 Location 4 5 Change in Book Value/Recorded Investment 14 15 16 17 18
2 3 Book Value/ 8 9 10 1" 12 13 Book Value/
Recorded Current Recorded
Investment Year’s Other- Total Investment Foreign
Excluding Unrealized Current Than- Capitalized Change |Total Foreign| Excluding Exchange Realized Total
Accrued Valuation Year's Temporary Deferred in Exchange Accrued Gain Gain Gain
Loan Date Disposal Interest Increase/ [(Amortization)| Impairment | Interestand | Book Value | Change in Interest on Consid- (Loss) on (Loss) on (Loss) on
Loan Number City State Type Acquired Date Prior Year | (Decrease) | /Accretion | Recognized Other (8+9-10+11) | Book Value Disposal eration Disposal Disposal Disposal

RES000000100 ...
RES000000101 ...
RES000000102 ...
RES000000103
RES000000104
RES000000105
RES000000106 ...
RES000000107 ...
RES000000109 ...
RES000000111 ...
RES000000112 ...
RES000000113 ...
RES000000114 ...
RES000000115 ...
RES000000116
RES000000117
RES000000118
RES000000119 ...
RES000000120 ...
RES000000121 ...
RES000000122 ...
RES000000129 ...
RES000000130 ...
RES000000131 ...
RES000000132 ...
RES000000133
RES000000134
RES000000135
RES000000136
RES000000137
RES000000138 ...
RES000000139 ...
RES000000140 ...
RES000000141 ...
RES000000144 ...
RES000000145 ...
RES000000146
RES000000147
RES000000148
RES000000149
RES000000150
RES000000151 ...
RES000000152 ...
RES000000153 ...
RES000000155 ...
RES000000156 ...
RES000000157 ...
RES000000158 ...
RES000000159 ...
RES000000160
RES000000161 ...

. | SAN CLEMENTE ..
.. | SARASOTE .
. | LEHIGH ACRES

.. | RICHVOND ..
. [ WASHINGTON ..

.. [WESTFIELD
.. [ ATLANTA
.. [MESA ...
.. | SOUTH FORK ..
.. | CROSBY ...
. | FRANKLIN .

.. | SAN ANTONIO .
. | STRATFORD

.. | AVARILLO
.. | SOCIAL CIRCLE .
.. | EVANSVILLE
.. | CAPE CORAL
.. |DENVER ....
. | SAINT CLAIR SHORES

.. | FORT PIERCE .
.. | MENPHIS ...
.. |DUNEDIN ...
.. | ORMOND BEACH ..
.. |LAS VEGAS ...
.. | LEXINGTON
.. |AUSTIN ...
. | PFLUGERVILLE

.. | PANLEYS ISLAND ..
.. | RANCHO SANTA MARGARI
.. |LITTLETON
.. | WAXHAW ...
.. | ASHTON ...
.. |LEHIGH ACRES ..
.. | KISSIMMEE
.. | MUSKEGON ...
. | CLEARLAKE

GREENIOOD ...
ORANGE PARK .

PARKLAND ..

03/25/2024
03/25/2024
03/25/2024

03/22/2024
03/27/2024
03/28/2024
03/29/2024
03/29/2024
04/03/2024
04/30/2024
04/01/2024

04/04/2024
04/05/2024
04/01/2024
03/28/2024
04/08/2024
04/12/2024
04/08/2024
04/05/2024

12/16/2024
12/16/2024
03/22/2024
04/08/2024
12/16/2024
12/16/2024

12/16/2024
04/18/2024
04/09/2024
04/04/2024
12/16/2024
04/29/2024
04/26/2024
04/26/2024

12/16/2024

.03/25/2024 ..
.03/29/2024 ..
.03/29/2024 ..

.03/28/2024 ..
.03/28/2024 ..
.04/02/2024 ..

.04/08/2024 ..
.04/08/2024 ..
.04/11/2024 ..
.12/16/2024 ..
.04/03/2024 ..

.12/16/2024 ..
.04/18/2024 ..
.04/19/2024 ..
.04/19/2024 ..
.04/18/2024 ..

.04/24/2024 ..

182,820 |....
...219,974 |....
.. 251,748 |....
,092,110 |....
541,784 |....
410,801 |....
622,486 |....
...235,859 |....
.. 680,072 |.
.. 511,061 .
.. 491,638 |.
471,884 |....
...344,623 |....
...359,824 |....
...289,554 |....
...226,302 |....
270,606 |....
266,311 |....
152,971 |....
.. 564,827 |.
.. 129,278 |.
.. 447,872 |.
503,325 |.

262 698 |....

...1,209,070 |....

137 853 |....
.. 338,876 |.

...1,199,306 |....

0O 0O 0O 00 0000000000000 O0O0O0O0O0OO0DO0O0DO0DO0OODO0OOODODO0OODOODOOO0O0 OO0 O OO O O O

O 0O 000 0000000000000 ODO0OODODOOODOODODOODODOODODOODOOODOOOOOO OO O OO

0 0O 0O 0O 0000000000000 O0O0O0O0O0O0O0O0ODO0O0DO0DO0OODO0OOODODO0OODOOOOOO OO0 O OO O O O

0 0O 0O 0O 0000000000000 O0O00O0O0O0O0O0O0DO0O0DO0DO0OODO0OOODODO0OODOODOOOO OO0 OO OO O O
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE B - PART 3

Showing All Mortgage Loans DISPOSED Transferred or Repaid During the Current Quarter

1 Location 4 5 Change in Book Value/Recorded Investment 14 15 16 17 18
2 3 Book Value/ 8 9 10 1" 12 13 Book Value/

Recorded Current Recorded

Investment Year’s Other- Total Investment Foreign

Excluding Unrealized Current Than- Capitalized Change Total Foreign| Excluding Exchange Realized Total

Accrued Valuation Year's Temporary Deferred in Exchange Accrued Gain Gain Gain

Loan Date Disposal Interest Increase/ |(Amortization)| Impairment | Interest and | Book Value | Change in Interest on Consid- (Loss) on (Loss) on (Loss) on
Loan Number City State Type Acquired Date Prior Year | (Decrease) | /Accretion | Recognized Other (8+9-10+11) | Book Value | Disposal eration Disposal Disposal Disposal

RES000000162 ... .. [LAS VEGAS ... 04/25/2024 L0 L0 L0 .0
RES000000163 ... . |LAS VEGAS ... 04/23/2024 L0 I L0 ...0
RES000000164 ... 04/19/2024 L0 L0 L0 .0
RES000000165 . .04/25/2024 .. 0 .0 0 0
RES000000166 .. |LAS VEGAS .12/16/2024 .. 0 L0f 0 0
RES000000167 . | NORWALK ... .12/16/2024 .. 0 .0 0 0
RES000000168 ... BALTIMORE ... 12/16/2024 L0 L0 L0 .0
RES000000169 ... .. [DALLAS .... 12/16/2024 L0 I L0 ...0
RES000000170 ... .. | ALVARADO . 04/29/2024 L0 L0 L0 .0
RES000000171 ... .. |NORTH MYRTLE BEACH FURN PR AN 04/25/2024 L0 I L0 ...0
RES000000172 ... .. | HARLINGEN FR AR RN 12/16/2024 L0 L0 L0 .0
RES000000173 ... .. |BATESBURG ... FPRN PR RN 04/15/2024 L0 . I L0 ...0
RES000000179 ... . [ MONUMENT ... F FURR RN 05/01/2024 L0 ...(2,105).. L0 L0 .0
RES000000180 ... MOUNT PLEASANT Y R I 04/30/2024 L0 (1,280)f.. I L0 ...0
RES000000181 .04/30/2024 .. 0 .2,803 L0f 0 0
RES000000182 .12/16/2024 .. 0 .0 0 0
RES000000183 .04/20/2024 .. . 0 L0f 0 0
RES000000184 ... 12/16/2024 420,662 |.... L0 I L0 ...0
RES000000185 ... . 05/02/2024 174,287 |.... L0 L0 L0 .0
RES000000186 ... . | DELRAY BEACH .. FUPRN PR AN 04/30/2024 184,672 |.... L0 I L0 ...0
RES000000187 ... BENTONVILLE ... F FURR RN 05/01/2024 341,868 |.... L0 L0 L0 .0
RES000000188 ... KISSIMEE FUPRN PO AN 12/16/2024 148,082 |.... L0 I L0 ...0
RES000000193 ... .. [COTO DE CAZA .. F R RN 12/16/2024 ,050,103 |.... L0 L0 L0 .0
RES000000194 ... .. | ACWORTH J R I 05/10/2024 334,881 |.... L0 I L0 ...0
RES000000195 ... .. [KILLEEN ... 05/06/2024 L 132,495 ... L0 L0 L0 .0
RES000000196 .. [MOKENA .... .05/10/2024 .. 799,320 |. 0 .0 0 0
RES000000197 .. | SUMMERVILLE .05/09/2024 .. 101,598 0 L0f 0 0
RES000000198 .. | REDWOOD CITY .05/09/2024 .. ,236,691 0 .0 0 0
RES000000203 .. |HOUSTON ... .05/23/2024 .. ...250,926 |. 0 L0f 0 0
RES000000204 .. [LA MESA ... .12/16/2024 .. ,521,654 |. 0 . (13,917)f.. .0 0 0
RES000000206 ... .. |KING GEORGE 05/22/2024 834,722 |.... L0 ...11,760 |.. L0 L0 .0
RES000000207 ... .. [ SAVANNAH .. 12/16/2024 .. 253,761 |.... L0 I L0 ...0
RES000000208 ... .. [ YUCAIPA ... 12/16/2024 ...208,553 [.... L0 L0 L0 .0
RES000000209 ... .. | VANCOUVER ... 05/17/2024 145,261 |.... L0 I L0 ...0
RES000000210 ... .. | OKEECHOBEE .. 05/23/2024 317,005 |.... L0 L0 L0 .0
RES000000211 ... .. | SARASOTA 05/23/2024 254,131 |.... L0 I L0 ...0
RES000000212 .. |LAKE HAVASU CITY .05/22/2024 .. ,179,555 |. 0 L0f 0 0
RES000000213 .. |LAS VEGAS .05/21/2024 .. 0 .0 0 0
RES000000214 .. | SCRANTON .. .05/21/2024 .. 0 L0f 0 0
RES000000215 .. | CARNEYS POINT . .05/24/2024 .. 0 .0 0 0
RES000000216 .. [MIRAMAR ... .05/28/2024 .. 0 L0f 0 0
RES000000217 ... .. |FORTUNA ... 05/24/2024 L0 I L0 ...0
RES000000220 ... .. [MIAMI Y U R 05/13/2024 L0 L0 L0 .0
RES000000221 ... . | AVENTURA . 05/13/2024 L0 I L0 ...0
RES000000222 ... WATERBURY ... 05/15/2024 L0 L0 L0 .0
RES000000223 ... REDDING 12/16/2024 L0 I L0 ...0
RES000000224 ... WACO ... 12/16/2024 L0 L0 L0 .0
RES000000225 ... .. |KATY ... 05/15/2024 L0 I L0 ...0
RES000000226 ... .. |NORTH PORT .. 12/16/2024 L0 L0 L0 .0
RES000000227 .. | POINTBLANK .04/24/2024 .. 0 .0 0 0
RES000000228 ... . | GRANTS ... 12/16/2024 0. 0. 0. .0
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE B - PART 3

Showing All Mortgage Loans DISPOSED Transferred or Repaid During the Current Quarter

1 Location 4 5 Change in Book Value/Recorded Investment 14 15 16 17 18
2 3 Book Value/ 8 9 10 1" 12 13 Book Value/

Recorded Current Recorded

Investment Year’s Other- Total Investment Foreign

Excluding Unrealized Current Than- Capitalized Change Total Foreign| Excluding Exchange Realized Total

Accrued Valuation Year's Temporary Deferred in Exchange Accrued Gain Gain Gain

Loan Date Disposal Interest Increase/ |(Amortization)| Impairment | Interest and | Book Value | Change in Interest on Consid- (Loss) on (Loss) on (Loss) on
Loan Number City State Type Acquired Date Prior Year | (Decrease) | /Accretion | Recognized Other (8+9-10+11) | Book Value | Disposal eration Disposal Disposal Disposal

RES000000229 ... HUNGTINGTON BEACH . 05/10/2024 ,460,765 |.... L0 14,127 |.. L0 2,674 |. ...2,6741... L0 .0
RES000000230 ... . 05/14/2024 201,631 |.... L0 I L0 ...0
RES000000231 ... . [MINT HILL 05/15/2024 431,856 |.... L0 L0 L0 .0
RES000000233 FORT LAUDERDALE . .05/31/2024 .. 0 .0 0 0
RES000000234 DAVIE .. .05/31/2024 .. 0 L0f 0 0
RES000000235 FAIRFIELD .05/30/2024 .. 0 .0 0 0
RES000000236 ... . [ALLISON PARK .. 05/29/2024 L0 L0 L0 .0
RES000000237 ... o [ NEWAYGO e eeeeen [ M [ 05/29/2024 L0 I L0 ...0
RES000000238 ... . [JACKSONVILLE ..ovvviieeiiciiiineeecennn Jevvneneneeeen Pl e el 05/31/2024 L0 L0 L0 .0
RES000000239 ... CRYSTAL BEACH ...eeeeeeeeeeeeemnieeeeeenn Jemmmneeeeemees T o s el 05/31/2024 . L0 I L0 ...0
RES000000240 ... oo [REDMOND ..oiiviiiiiieiciniieencvnniees foneeeevinnn QR oo s 05/30/2024 402,775 |.... L0 L0 L0 .0
RES000000241 ... [ MEAME LAKES e eeeees feemmeeeeeeeee Pl e el 05/31/2024 ,115,136 |.... L0 I L0 ...0
RES000000242 ... SPRINGTONN .vvviiviiiiiieeviiiieeneies Jeevneeneeeeees T foeeeeees e s 12/16/2024 242,289 |.... L0 L0 L0 .0
RES000000243 ... MORONGO VALLEY ...eeeeeeeeeeeenieeeeeeen Jeemmmneeeeeenes CAe e e s el 05/30/2024 .. 152,651 |.... L0 I L0 ...0
RES000000244 LAKESIDE . .12/16/2024 .. 849,735 |. 0 L0f 0 0
RES000000245 GRAYSON ... .05/30/2024 .. 554,646 |. 0 .0 0 0
RES000000246 .. |NAPERVILLE .. .06/06/2024 .. .. 511,785 |. 0 L0f 0 0
RES000000247 ... .. [NORTH CHESTERFIELD .....eeeeveeeeeeeeennnn formeeeeeemeee VA [ i e 12/16/2024 137,237 |.... L0 I L0 ...0
RES000000248 ... L [LEBANON ..viviieieieiiiienevceenieeees v QR [ e e 06/03/2024 . 111,876 |.... L0 L0 L0 .0
RES000000249 ... .. | SUNRISE ... 12/16/2024 ...389,291 [.... L0 I L0 ...0
RES000000250 ... .. | MARCUS HOOK ... 12/16/2024 124,762 |.... L0 L0 L0 .0
RES000000251 ... . | PORT CHARLOTTE 05/31/2024 179,526 |.... L0 I L0 ...0
RES000000252 ... . | MAHOMET ... 06/06/2024 227,837 |.... L0 L0 L0 .0
RES000000253 ... SAVANNAH .. 06/06/2024 237,621 |.... L0 I L0 ...0
RES000000254 ... SAN ANTONIO . 06/03/2024 132,701 |.... L0 L0 L0 .0
RES000000255 ...........ceeeeeen... |BURBANK ...... .06/03/2024 .. .. 320,101 |. 0 .0 0 0
RES000000256 .12/16/2024 .. ,216,279 |. 0 . (26,878)f.. L0f 0 0
RES000000257 .. [MIDLAND ...... .06/03/2024 .. .. 213,018 |. 0 (223)].. .0 0 0
RES000000258 .. |LIBERTY HILL .06/07/2024 .. 404,022 0 (944)].. L0f 0 0
RES000000260 . | MIRAMAR BEACH . .12/16/2024 .. .. 327,517 0 .0 0 0
RES000000261 ... 06/12/2024 230,897 |.... L0 L0 L0 .0
RES000000262 ... . 06/10/2024 317,572 |.... L0 I L0 ...0
RES000000263 ... .. |MYRTLE BEACH .. 06/14/2024 ,091,398 |.... L0 L0 L0 .0
RES000000264 ... .. |PARKER .... 06/10/2024 L0 I L0 ...0
RES000000265 ... .. [COLTON .... 06/10/2024 L0 L0 L0 .0
RES000000266 ... .. | BROOKSHIRE 06/14/2024 L0 I L0 ...0
RES000000267 .. |VIRGINIA BEACH .06/10/2024 .. 0 L0f 0 0
RES000000268 .. [HOLLYWOOD ... .06/13/2024 .. 0 .0 0 0
RES000000269 .. | BROOKSVILLE .06/11/2024 .. . 0 L0f 0 0
RES000000270 .. | SAN CLEMENTE .12/16/2024 .. ,082,437 |. 0 .0 0 0
RES000000271 .. |AURORA ... .12/16/2024 .. .. 410,600 |. . 0 L0f 0 0
RES000000272 ... .. | PORTLAND .. 12/16/2024 ..1,195,408 |.... (30 037)f... L0 I L0 ...0
RES000000273 ... .. | WASHOUGAL ... 06/19/2024 ... 4,507 |... L0 L0 L0 .0
RES000000274 ... .. | GREENWOOD ... 06/21/2024 ...1,889 ... L0 I L0 ...0
RES000000276 ... . | ORMOND BEACH .. 06/21/2024 ... 3,066 |... L0 L0 L0 .0
RES000000277 ... 06/20/2024 . . ..1,463 ... L0 I L0 ...0
RES000000278 ... . 12/16/2024 503,367 |.... L0 L0 L0 .0
RES000000279 ... . | AWENDAW ... 12/16/2024 613,926 |.... L0 I L0 ...0
RES000000280 ... . 05/29/2024 300,698 |.... L0 L0 L0 .0
RES000000281 . [WITTMAN .06/10/2024 .. ,772,280 | 0 .0 0 0
RES000000282 ... . | SAPPHIRE . 06/17/2024 128,407 |.... 0. 0. 0. .0
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RES000000283 ...
RES000000284 ...
RES000000285 ...
RES000000286
RES000000287
RES000000288
RES000000289 ...
RES000000290 ...
RES000000291 ...
RES000000292 ...
RES000000293 ...
RES000000294 ...
RES000000295 ...
RES000000296 ...
RES000000297
RES000000298
RES000000299
RES000000300 ...
RES000000301 ...
RES000000302 ...
RES000000303 ...
RES000000304 ...
RES000000305 ...
RES000000306 ...
RES000000308 ...
RES000000309
RES000000310
RES000000311
RES000000312
RES000000313
RES000000314 ...
RES000000315 ...
RES000000316 ...
RES000000317 ...
RES000000318 ...
RES000000319 ...
RES000000320
RES000000321
RES000000322
RES000000323
RES000000324
RES000000325 ...
RES000000326 ...
RES000000327 ...
RES000000328 ...
RES000000329 ...
RES000000330 ...
RES000000331 ...
RES000000332 ...
RES000000333
RES000000334 ...

.. | FORT WORTH ..
. | OCEANSIDE ...

.. | SMITHS STATION
.. | VENICE .
.. |PUEBLO ....
. | APPLE VALLEY ..

. | VIRGINIA BEACH ..

.. | BRIGHTON ..
.. | COROLLA ...
. | FORT WORTH

.. | ODENTON ...
. | KERNERSVILLE ..

.. | BOYNTON BEACH .
. | TACOMA

.. | PORTLAND ..
. | JUPITER ...

.. | LEXINGTON ...
.. | PANAMA CITY
.. |NORTH REDINGTON ...
.. | CLERMONT ..
.. | ROCKFORD ..
. | WORTHINGTON .

.. | COCONUT CREEK .
. | CYPRESS

.. | COLUMBUS ...
.. |NASHVILLE ...
. | DICKINSON ...

.. |KATY ...
. | WATAUGA

ROHNERT PARK
COLORADO SPRINGS ...
CARTERSVILLE ..

DALLAS ....

INDIANAPOLIS ..

ISLE OF PALMS .

ODESSA ...
ROSENBERG
SAVANNAH ..
SAN ANTONIO .

NAPERVILLE ..

HOWEY IN THE HILLS

NORTH PALM BEACH ...

06/28/2024
06/25/2024
06/24/2024

12/16/2024
12/16/2024
12/16/2024
06/24/2024
12/16/2024
06/28/2024
06/28/2024
12/16/2024

06/26/2024
12/16/2024
12/16/2024
06/18/2024
06/28/2024
07/11/2024
07/09/2024
12/16/2024

07/17/2024
07/15/2024
07/15/2024
12/16/2024
07/16/2024
12/16/2024

12/16/2024
07/23/2024
07/19/2024
07/23/2024
07/22/2024
12/16/2024
07/24/2024
07/23/2024

07/26/2024

.12/16/2024 ..
.06/27/2024 ..
.12/16/2024 ..

.12/16/2024 ..
.12/16/2024 ..
.12/16/2024 ..

.07/01/2024 ..
.12/16/2024 ..
.07/12/2024 ..
.12/16/2024 ..
.06/26/2024 ..

.12/16/2024 ..
.12/16/2024 ..
.07/16/2024 ..
.07/16/2024 ..
.12/16/2024 ..

.12/16/2024 ..

111,370 |....
,148,195 |....
711,361 |....
.. 598,766 |.

...1,450,631 |....
.. 429,888 |....
121,986 |....

207,664 |....
...243,634 |....
.. 315,601 |....

481,477 |....
197,49% |....
...289,430 |....
359,628 |.
216,473 |....

L4817
...1,763 ...
...2,639|...
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE B - PART 3

Showing All Mortgage Loans DISPOSED Transferred or Repaid During the Current Quarter

1 Location 4 5 Change in Book Value/Recorded Investment 14 15 16 17 18
2 3 Book Value/ 8 9 10 1" 12 13 Book Value/
Recorded Current Recorded
Investment Year’s Other- Total Investment Foreign
Excluding Unrealized Current Than- Capitalized Change |Total Foreign| Excluding Exchange Realized Total
Accrued Valuation Year's Temporary Deferred in Exchange Accrued Gain Gain Gain
Loan Date Disposal Interest Increase/ [(Amortization)| Impairment | Interestand | Book Value | Change in Interest on Consid- (Loss) on (Loss) on (Loss) on
Loan Number City State Type Acquired Date Prior Year | (Decrease) | /Accretion | Recognized Other (8+9-10+11) | Book Value Disposal eration Disposal Disposal Disposal

RES000000335 ...
RES000000336 ...
RES000000337 ...
RES000000338
RES000000339
RES000000340
RES000000341 ...
RES000000342 ...
RES000000343 ...
RES000000344 ...
RES000000345 ...
RES000000346 ...
RES000000347 ...
RES000000348 ...
RES000000349
RES000000350
RES000000351
RES000000352 ...
RES000000353 ...
RES000000354 ...
RES000000355 ...
RES000000356 ...
RES000000357 ...
RES000000358 ...
RES000000359 ...
RES000000360
RES000000361
RES000000362
RES000000363
RES000000364
RES000000365 ...
RES000000366 ...
RES000000367 ...
RES000000368 ...
RES000000369 ...
RES000000370 ...
RES000000371
RES000000372
RES000000374
RES000000375
RES000000376
RES000000377 ...
RES000000378 ...
RES000000379 ...
RES000000380 ...
RES000000381 ...
RES000000382 ...
RES000000383 ...
RES000000384 ...
RES000000385
RES000000386 ...

.. | CLEVELAND
. |HIGHLAND SPRINGS

.. | ARLINGTON ...
.. | CHICAGO
. | ESCONDIDO ...

.. |MILFORD ...
. | PLANTATION

.. | PORT ORANGE .
.. | MONTGOMERY
. | WINTER PARK ...

.. | DELRAY BEACH
.. | BOERNE ...
.. | WINDERMERE ..
.. | BOYNTON BEACH .
.. | AVENTWRA .......
.. |NEW PORT RICHEY ....
.. | WINTER HAVEN ..
.. |FAYETTEVILLE ..
.. | SAN ANTONIO ...
.. | SAINT LOUIS ...
.. | KAPOLEI
.. | KANSAS CITY
.. |NASHVILLE
.. | LAKE WORTH
.. | CARROLLTON ..
.. | FARMERS BRANCH
.. | EAST WENATCHEE ..
.. | OAK LAN ....
.. | WAXAHACHIE ..
.. | PANAMA CITY BEACH ....
. | SAINT GEORGE ISLAND ..

.. | CARPENTERSVILLE .
.. |ATHENS ...
.. | HAMPTON
. | SARASOTA .

HALLANDALE BEACH ...

NEW ORLEANS .

.. | CHARLOTTE ...
. | PRESCOTT VALLEY .

GARDEN CITY

FAYETTEVILLE ..

NAPLES .

DURHAM

SAVANNAH ...

ROCK INGHAM ..

HOUSTON

07/25/2024
07/23/2024
12/16/2024

07/26/2024
12/16/2024
07/30/2024
08/02/2024
12/16/2024
12/16/2024
08/07/2024
12/16/2024

08/09/2024
08/09/2024
12/16/2024
08/05/2024
07/30/2024
07/30/2024
08/09/2024
08/13/2024

08/14/2024
08/13/2024
08/13/2024
08/02/2024
08/14/2024
08/16/2024

08/21/2024
08/23/2024
12/16/2024
08/20/2024

[ PP R 12/16/2024

08/22/2024
12/16/2024
12/16/2024

08/28/2024

.12/16/2024 ..
.07/29/2024 ..
.07/29/2024 ..

.12/16/2024 ..
.08/07/2024 ..
.12/16/2024 ..

.08/13/2024 ..
.12/16/2024 ..
.12/16/2024 ..
.08/16/2024 ..
.08/13/2024 ..

.08/15/2024 ..
.12/16/2024 ..
.12/16/2024 ..
.12/16/2024 ..
.08/23/2024 ..

.08/06/2024 ..

,345,836 |.
...1,378,1%6 |....

...200,883 |....
. 211,416 ...
...222,826 |....
..423,441 ).
226,487 |....
110,898 |....

,000,363 |.
.. 878,904 |.
.. 151,895 |.
426,889 |....

.1,069,422 |....
218,289 |....
240,812 |....
.. 107,632 |
427,876 |....

L1213
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE B - PART 3

Showing All Mortgage Loans DISPOSED Transferred or Repaid During the Current Quarter

1 Location 4 5 Change in Book Value/Recorded Investment 14 15 16 17 18
2 3 Book Value/ 8 9 10 1" 12 13 Book Value/

Recorded Current Recorded

Investment Year’s Other- Total Investment Foreign

Excluding Unrealized Current Than- Capitalized Change Total Foreign| Excluding Exchange Realized Total

Accrued Valuation Year's Temporary Deferred in Exchange Accrued Gain Gain Gain

Loan Date Disposal Interest Increase/ |(Amortization)| Impairment | Interest and | Book Value | Change in Interest on Consid- (Loss) on (Loss) on (Loss) on
Loan Number City State Type Acquired Date Prior Year | (Decrease) | /Accretion | Recognized Other (8+9-10+11) | Book Value | Disposal eration Disposal Disposal Disposal

RES000000387 ... .. | MONTROSE .. 12/16/2024 ...239,420 |.... (2,783)|... L0 ... (2,783).. L0 L0 .0
RES000000388 ... .. [MADISON ... 12/16/2024 . 715,718 |.... ... (18,281)f... L0 I L0 ...0
RES000000390 ... .. [MURRIETA . 08/29/2024 309,368 |.... ...4,058 |... L0 L0 L0 .0
RES000000391 L [MIAME .. .08/22/2024 .. 1,019,913 |. ..12,846 0 .0 0 0
RES000000392 ACWORTH .12/16/2024 .. 1,298,950 |. .(36,257) 0 L0f 0 0
RES000000393 HOUSTON .12/16/2024 .. 1,349,645 |. (13,144) 0 .0 0 0
RES000000394 ... HELOTES ... 12/16/2024 352,181 |.... L0 L0 L0 .0
RES000000395 ... FORNEY 08/29/2024 .. 263,000 |.... L0 I L0 ...0
RES000000396 ... INDEPENDENCE .. 12/16/2024 ...233,567 |.... L0 L0 L0 .0
RES000000397 ... . 09/03/2024 118,565 |.... L0 I L0 ...0
RES000000398 ... . | BOYNTON BEACH . 08/27/2024 286,578 |.... L0 L0 L0 .0
RES000000399 ... .. | SAN CARLOS 12/16/2024 ,950,918 |.... L0 I L0 ...0
RES000000400 ... .. |PANAMA CITY ... 08/23/2024 199,107 |.... L0 L0 L0 .0
RES000000401 ... .. [LIVE OAK ... 12/16/2024 257,195 |.... L0 I L0 ...0
RES000000402 .. |BOCA RATON .08/26/2024 .. ,503,501 |. 0 L0f 0 0
RES000000403 . [MIAMT . .12/16/2024 .. .. 412,847 |. 0 .0 0 0
RES000000404 .. |MERIDEN .12/16/2024 .. .. 216,338 |. 0 L0f 0 0
RES000000405 ... .. |GASTONIA . 09/09/2024 190,037 |.... L0 I L0 ...0
RES000000406 ... .. [JUPITER 12/16/2024 ,221,206 |.... L0 L0 L0 .0
RES000000407 ... .. [MIAMI BEACH 12/16/2024 L0 I L0 ...0
RES000000409 ... .. [ATLANTA ... 08/07/2024 L0 L0 L0 .0
RES000000410 ... .. [HOWELL .... 08/22/2024 L0 I L0 ...0
RES000000411 ... .. |BALL GROUND . 12/16/2024 L0 L0 L0 .0
RES000000412 ... .. [MABLETON .... 12/16/2024 L0 I L0 ...0
RES000000413 ... .. | ZEPHYR COVE . 08/16/2024 L0 L0 L0 .0
RES000000414 .. [HARRIMAN .. .08/16/2024 .. 0 .0 0 0
RES000000415 .. | BRENTWOOD .08/13/2024 .. 0 L0f 0 0
RES000000416 .. |MONTCLAIR ... .07/30/2024 .. 0 .0 0 0
RES000000417 .. |ROCK CITY FALLS . .08/16/2024 .. 0 L0f 0 0
RES000000418 .. [ SIMPSONVILLE .12/16/2024 .. 0 .0 0 0
RES000000419 ... .. | CHESTER 12/16/2024 L0 L0 L0 .0
RES000000420 ... .. |LOS ANGELES 12/16/2024 L0 I L0 ...0
RES000000421 ... . |HACIENDA HEIGHTS ... 08/08/2024 L0 L0 L0 .0
RES000000422 ... 05/09/2024 L0 I L0 ...0
RES000000423 ... LAWRENCEVILLE . 08/07/2024 . . L0 L0 L0 .0
RES000000424 ... SAN JOSE ... 07/27/2024 ...1,239,511 |.... L0 I L0 ...0
RES000000425 JERSEY CITY .12/16/2024 .. ...343,485 |. 0 L0f 0 0
RES000000426 .. | OCEANSIDE ... .12/16/2024 .. .. 526,870 |. 0 .0 0 0
RES000000427 .. | GARDEN GROVE .08/03/2024 .. ...311,329 |. 0 L0f 0 0
RES000000428 . | SAN JOSE .. .08/06/2024 .. ,013,532 |. 0 .0 0 0
RES000000429 .. | BROOKLYN .. .06/26/2024 .. ,004,266 |. 0 L0f 0 0
RES000000430 ... .. | SANTA ANA ... 05/14/2024 362,504 |.... L0 I L0 ...0
RES000000431 ... . |EAST HAMPTON .. 08/09/2024 ,155,237 |.... L0 L0 L0 .0
RES000000432 ... NASHVILLE 12/16/2024 427,827 |.... L0 I L0 ...0
RES000000433 ... LAGUNA HILLS .. 12/16/2024 .. 316,727 |.... L0 L0 L0 .0
RES000000434 ... 12/16/2024 ...452,272 |.... L0 I L0 ...0
RES000000435 ... .. |NORTH HOLLYWOOD . 09/12/2024 ...1,135,229 |.... L0 L0 L0 .0
RES000000436 ... .. [ SAN MARINO 07/27/2024 ...1,880,454 |.... L0 I L0 ...0
RES000000437 ... .. [ SAN ANTONIO . 07/26/2024 .. 196,282 ... L0 L0 L0 .0
RES000000438 . [ AUSTELL ... .08/20/2024 .. ...274,912 |. 0 .0 0 0
RES000000439 ... SOCORRO ... 07/31/2024 195,820 |.... 0. 0. 0. .0
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE B - PART 3

Showing All Mortgage Loans DISPOSED Transferred or Repaid During the Current Quarter

1 Location 4 5 Change in Book Value/Recorded Investment 14 15 16 17 18
2 3 Book Value/ 8 9 10 1" 12 13 Book Value/
Recorded Current Recorded
Investment Year’s Other- Total Investment Foreign
Excluding Unrealized Current Than- Capitalized Change |Total Foreign| Excluding Exchange Realized Total
Accrued Valuation Year's Temporary Deferred in Exchange Accrued Gain Gain Gain
Loan Date Disposal Interest Increase/ [(Amortization)| Impairment | Interestand | Book Value | Change in Interest on Consid- (Loss) on (Loss) on (Loss) on
Loan Number City State Type Acquired Date Prior Year | (Decrease) | /Accretion | Recognized Other (8+9-10+11) | Book Value Disposal eration Disposal Disposal Disposal

RES000000440 ...
RES000000441 ...
RES000000442 ...
RES000000443

RES000000444

RES000000445

RES000000446 ...
RES000000449 ...
RES000000450 ...
RES000000451 ...
RES000000453 ...
RES000000454 ...
RES000000455 ...
RES000000456 ...
RES000000457
RES000000458
RES000000459
RES000000460 ...
RES000000461 ...
RES000000462 ...
RES000000463 ...
RES000000464 ...
RES000000465 ...
RES000000466 ...
RES000000467 ...
RES000000468
RES000000469
RES000000470
RES000000471
RES000000472
RES000000473 ...
RES000000474 ...
RES000000475 ...
RES000000476 ...
RES000000477 ...
RES000000479 ...
RES000000480
RES000000481
RES000000482
RES000000483
RES000000485
RES000000487 ...
RES000000488 ...
RES000000489 ...
RES000000491 ...
RES000000492 ...
RES000000493 ...
RES000000494 ...
RES000000495 ...
RES000000496
RES000000497 ...

.. | KISSIMMEE
. | NEW PORT RICHEY .

. | MIDDLETONN ..

.. | SAINT PETERSBURG ...
. | WILDWOOD ....

.. | PHOENIX ...
.. | BRAINERD ..
. | ROUND ROCK ..

.. | WOODLAND HILLS
.. | BOCA RATON
.. |ROSEVILLE ...
.. | SAN DIEGO ...
.. | OLD LYNE
.. | EAST MORICHES .
.. | MADERA ...
.. | THOMPSONS STATION
. | HERSHEY ...

. | WINTER GARDEN .

.. | WEST COVINA ...
.. | JACKSONVILLE ..
.. | FULLERTON
.. | CLEBURNE ...
.. | CAPE CORAL ..
.. | LA CANADA FLINTRIDGE
.. | WEST COVINA ...
.. | ALBUQUERQUE .
.. | LOS ANGELES
.. | BRENTW00D
. | WOODLAND HILLS ..

.. | TAWPA ..
. | JAMAICA ...

ELIZABETH ...
BOCA RATON ..
REYNOLDSBURG
BILLINGS ....

CAPE CORAL ..
SATELLITE BEACH ....
BRAINERD

HAMPSTEAD

SIMI VALLEY ...
LAS VEGAS ...

07/23/2024
09/10/2024
09/11/2024

09/17/2024
09/06/2024
09/16/2024
09/10/2024
09/13/2024
12/01/2024
09/16/2024
09/16/2024

12/16/2024
12/16/2024
01/12/2024
01/20/2024
12/16/2024
04/03/2024
12/16/2024
12/16/2024

12/16/2024
12/16/2024
01/12/2024
12/16/2024
12/16/2024
12/16/2024

12/16/2024

e 12/16/2024

JUR RO R 02/05/2024
oo e e [ 04/11/2024
[ PP R 04/12/2024

12/16/2024
12/16/2024
12/16/2024

02/27/2024

.09/16/2024 ..
.09/11/2024 ..
.09/09/2024 ..

.12/16/2024 ..
.09/13/2024 ..
.12/16/2024 ..

.06/28/2023 ..
.01/30/2024 ..
.12/16/2024 ..
.12/16/2024 ..
.12/16/2024 ..

.12/16/2024 ..
12/21/2023 ..
.02/14/2024 ..
.12/16/2024 ..
.12/16/2024 ..

.02/29/2024 ..

1,272,205 |....

...1,963,136 |....

...965,328 |....
...754,337 |....
244,584 |....
111,065 |....
326,750 |....

,251,947 |.
,981,107 |....
,437,594 |....
251,858 |....
835,762 |....
208,408 |....
...1,307,240 |....
..1,125,347 |....
506,469 |....
.. 280,085 |.
..1,034,739 ...

.. (2,439)
..(1,170)
. (902)

.. (39,478)|...

(1,522).::

... (345))...
... (374)...
12,163 |...
..15,29 |...
.. (625)|...
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE B - PART 3

Showing All Mortgage Loans DISPOSED Transferred or Repaid During the Current Quarter

1 Location 4 5 Change in Book Value/Recorded Investment 14 15 16 17 18
2 3 Book Value/ 8 9 10 1" 12 13 Book Value/

Recorded Current Recorded

Investment Year’s Other- Total Investment Foreign

Excluding Unrealized Current Than- Capitalized Change Total Foreign| Excluding Exchange Realized Total

Accrued Valuation Year's Temporary Deferred in Exchange Accrued Gain Gain Gain

Loan Date Disposal Interest Increase/ |(Amortization)| Impairment | Interest and | Book Value | Change in Interest on Consid- (Loss) on (Loss) on (Loss) on
Loan Number City State Type Acquired Date Prior Year | (Decrease) | /Accretion | Recognized Other (8+9-10+11) | Book Value | Disposal eration Disposal Disposal Disposal

RES000000498 ... . |LOS ANGELES ... 12/16/2024 ... (329)]... L0 .. (329)).. L0 ..1,074 ... L0 .0
RES000000499 ... 12/16/2024 .. (525)|... L0 I L0 ...0
RES000000500 ... . 12/11/2023 L0 L0 L0 .0
RES000000501 .. | SACRAMENTO .08/29/2024 .. 0 .0 0 0
RES000000502 .. [MOUNT LAUREL .08/29/2024 .. 0 L0f 0 0
RES000000503 .. | CLERMONT .. .12/16/2024 .. 0 .0 0 0
RES000000504 ... .. [ CLERMONT .. 12/16/2024 L0 L0 L0 .0
RES000000505 ... .. [ JACKSONVILLE .. 08/29/2024 L0 I L0 ...0
RES000000506 ... .. | CHEEKTOWAGA ... 09/04/2024 L0 L0 L0 .0
RES000000507 ... .. | CHARLEMONT 12/16/2024 L0 I L0 ...0
RES000000508 ... .. |WEST PALM BEACH . 08/23/2024 . L0 L0 L0 .0
RES000000509 ... .. |BREWSTER .... 08/29/2024 724,052 |.... L0 I L0 ...0
RES000000510 ... . | LIVERMORE ... 12/16/2024 ...1,128,893 |.... L0 L0 L0 .0
RES000000511 ... . 08/28/2024 L.414,505 ... L0 I L0 ...0
RES000000512 .. [MIAMI" BEACH .12/16/2024 .. 0 L0f 0 0
RES000000513 .. | FAUNSKIN . .12/16/2024 .. 0 .0 0 0
RES000000514 .. | TUSCALOOSA .12/16/2024 .. 0 L0f 0 0
RES000000515 ... .. | FONTANA 12/16/2024 L0 I L0 ...0
RES000000517 ... .. | ORANGE .... 12/16/2024 L0 L0 L0 .0
RES000000518 ... . |DALLAS ... 10/04/2024 L0 I L0 ...0
RES000000519 ... . 10/04/2024 L0 L0 L0 .0
RES000000520 ... .. | SAN MARTIN .. 10/04/2024 L0 I L0 ...0
RES000000521 ... . |LOS ANGELES ... 10/04/2024 L0 L0 L0 .0
RES000000522 ... MIAMI 10/04/2024 . L0 I L0 ...0
RES000000523 ... WINCHESTER .. 10/04/2024 330,571 |.... L0 L0 L0 .0
RES000000524 BRASELTON ... .10/04/2024 .. .. 247,804 |. 0 .0 0 0
RES000000525 FEDERAL WAY .10/04/2024 .. .. 178,307 |. 0 L0f 0 0
RES000000526 .. [BONITA ....... .10/04/2024 .. 0 .0 0 0
RES000000527 .. |CITRUS HEIGHTS .10/04/2024 .. 0 L0f 0 0
RES000000528 . | FONTANA ...... .10/04/2024 .. 0 .0 0 0
RES000000529 ... .. |BONITA SPRINGS 10/04/2024 L0 . .. L0 L0 .0
RES000000530 ... .. |FLUSHING .. 10/04/2024 . (17,147)f.... L0 eee (17,147)).. I L0 ...0
RES000000531 ... . |RALEIGH ... 10/04/2024 .. (12,500)f... L0 .. (12,500)f.. L0 L0 .0
RES000000532 ... 10/04/2024 ... (673)|... L0 .. (673)|.. I L0 ...0
RES000000533 ... .. | MILDDLETON .. {1 P A RN 10/04/2024 . . ... (577)... L0 .. (577)].. L0 L0 .0
RES000000540 ... . | ORLANDO 10/04/2024 166,952 |.... e (114 L0 . (114)].. I L0 ...0
RES000000542 .. | TARPON SPRINGS .10/08/2024 .. ,108,519 |. ..(6,965) 0 (6,965)|.. L0f 0 0
RES000000547 . | PENSACOLA .10/08/2024 .. 123,262 |. 169 0 .0 0 0
RES000000549 .. | ROSEMONT .10/08/2024 .. 524,690 |. (1,783)] 0 L0f 0 0
RES000000550 L [MIAME .. .10/08/2024 .. 234,591 |. 560 0 .0 0 0
RES000000552 .. |RANCHO SANTA MARGARI .10/08/2024 .. .. 298,751 . . (225) 0 L0f 0 0
RES000000579 ... .. | CONROE 12/16/2024 227,871 |.... ... (10,033)f... L0 I L0 ...0
RES000000580 ... e [CLOVIS v [ O o 09/05/2024 507,086 [ 0 e 5,5% |... L0 L0 L0 .0
RES000000581 ... o [FLUSHING <o [ NY e [ i e 12/16/2024 ...722,895 |.... ... (15,133)f... L0 I L0 ...0
RES000000582 ... o [RIVERHEAD ...covvviiiiiiiiieecccviinees e W e [ s 12/16/2024 ...399,892 [.... .. (14,052)f... L0 L0 L0 .0
RES000000583 ... [ SAN GABRIEL .vvveeeeeeeneeeeeeemniees Jemmeeeeeeens CAeccc e s s 12/16/2024 .. 472,669 |.... L0 I L0 ...0
RES000000584 ... . 09/07/2024 ...1,987,952 |.... L0 L0 L0 .0
RES000000585 ... .. |DIAMOND BAR . 09/06/2024 ...1,293,680 |.... L0 I L0 ...0
RES000000586 ... .. [LAS VEGAS 08/28/2024 .. 325,806 |.... L0 L0 L0 .0
RES000000587 .. | SAINT PETERSBURG .08/23/2024 .. 212,285 |. 0 .0 0 0
RES000000588 ... . | TUCSON ... 09/10/2024 ...392,475 ... 0. 0. 0. .0
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Investment Year’s Other- Total Investment Foreign

Excluding Unrealized Current Than- Capitalized Change Total Foreign| Excluding Exchange Realized Total
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RES000000589 ... .. |LA HABRA . 12/16/2024 ...427,832 |.... L0 L0 L0 .0
RES000000590 ... .. |AURORA ... 08/22/2024 L0 I L0 ...0
RES000000591 ... . | CINCINNATI 12/16/2024 L0 L0 L0 .0
RES000000592 SEVIERVILLE .12/16/2024 .. 0 .0 0 0
RES000000593 CHARLOTTE .08/12/2024 .. 0 L0f 0 0
RES000000594 BROOKLYN .. .08/22/2024 .. 0 .0 0 0
RES000000595 ... .. | SYRACUSE .. 09/05/2024 L0 L0 L0 .0
RES000000596 ... .. |LAKE OZARK .. 08/30/2024 L0 I L0 ...0
RES000000612 ... . |MERRINAC .... 08/29/2024 L0 L0 L0 .0
RES000000613 ... . 09/16/2024 L0 I L0 ...0
RES000000614 ... .. [SANTA ANA ... 08/16/2024 L0 L0 L0 .0
RES000000615 ... .. |MONTCLAIR ... 09/17/2024 L0 I L0 ...0
RES000000616 ... . | FORT WORTH .. 12/16/2024 L0 L0 L0 .0
RES000000617 ... FORT WORTH 12/16/2024 L0 I L0 ...0
RES000000618 .. | VICTORVILLE ... .08/05/2024 .. 0 L0f 0 0
RES000000619 .. | COLORADO SPRINGS .09/05/2024 .. 0 .0 0 0
RES000000620 .. [JAMAICA ... .09/25/2024 .. . 0 L0f 0 0
RES000000621 ... .. |BRIGHTON .. 12/16/2024 175,776 |.... L0 I L0 ...0
RES000000622 ... .. | CORTLANDT MANOR ... 12/16/2024 .. 505,657 |.... L0 L0 L0 .0
RES000000624 ... .. | GULF SHORES 12/16/2024 ...324,897 |.... L0 I L0 ...0
RES000000625 ... .. |BERMUDA DUNES .... 12/16/2024 ,648,254 |.... L0 L0 L0 .0
RES000000626 ... .. [MIAMI GARDENS .... 08/30/2024 346,512 |.... L0 I L0 ...0
RES000000627 ... .. |PLACENTIA ... 09/24/2024 860,899 |.... L0 L0 L0 .0
RES000000628 ... .. |FREDERICK ... 09/06/2024 316,855 |.... L0 I L0 ...0
RES000000629 ... .. | NAVARRE 07/24/2024 ...259,064 |.... L0 L0 L0 .0
RES000000630 .. | EAST HARTFORD . .09/24/2024 .. 0 .0 0 0
RES000000631 .. |HOUSTON ... .09/26/2024 .. 0 L0f 0 0
RES000000632 .. | SUMERVILLE .09/25/2024 .. 0 .0 0 0
RES000000633 .. | SANTA ROSA .. .09/26/2024 .. 0 L0f 0 0
RES000000634 .. |BAY SHORE ... .09/26/2024 .. . 0 .0 0 0
RES000000635 ... .. |CEDAR CITY .. 09/20/2024 156,520 |.... L0 L0 L0 .0
RES000000636 ... . | SAN DIEGO ... 09/23/2024 831,584 |.... L0 I L0 ...0
RES000000637 ... . 09/11/2024 452,677 |.... L0 L0 L0 .0
RES000000638 ... .. |REGO PARK ... 09/16/2024 814,828 |.... L0 I L0 ...0
RES000000649 ... .. [ CLEMMONS ... 09/23/2024 349,877 |.... L0 L0 L0 .0
RES000000650 ... .. | WEATHERFORD . 08/28/2024 ... 154,133 |.... L0 I L0 ...0
RES000000651 .. [ ORLANDO ...... .12/16/2024 .. 207,421 |. 0 L0f 0 0
RES000000652 .. |WEST BRATTLEBORO .09/30/2024 .. .221,511 . 0 .0 0 0
RES000000653 .. [ CLERMONT .. .12/16/2024 .. .. 673,008 |. 0 L0f 0 0
RES000000654 .. |AZUSA .. .09/12/2024 .. .. 258,161 |. 0 .0 0 0
RES000000655 .. [ COROLLA .09/11/2024 .. 0 L0f 0 0
RES000000656 ... .. [SAINT JOHN .. 09/27/2024 L0 I L0 ...0
RES000000657 ... . | DAVENPORT ... 09/20/2024 L0 L0 L0 .0
RES000000658 ... 09/16/2024 L0 I L0 ...0
RES000000659 ... . 09/13/2024 L0 L0 L0 .0
RES000000660 ... .. | BALTIMORE ... 09/20/2024 L0 I L0 ...0
RES000000661 ... .. | SAN MARINO .. 10/03/2024 L0 L0 L0 .0
RES000000662 ... .. |NEW ALBANY .. 09/27/2024 L0 I L0 ...0
RES000000663 ... .. |BOSTON ... 12/16/2024 L0 L0 L0 .0
RES000000664 .. | HOUSTON .10/10/2024 .. 0 .0 0 0
RES000000665 ... . | MONETA ... 10/04/2024 0. 0. 0. .0
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RES000000666 ... BRIGHTON ... 09/26/2024 L0 L0 L0 .0
RES000000667 ... DAVENPORT .. 09/18/2024 L0 I L0 ...0
RES000000668 ... .. | CHADDS FORD . 10/01/2024 L0 L0 L0 .0
RES000000669 . | DUNWoODY .. .10/07/2024 .. 0 .0 0 0
RES000000671 .12/16/2024 .. 0 L0f 0 0
RES000000672 .10/08/2024 .. 0 .0 0 0
RES000000673 ... 12/16/2024 L0 L0 L0 .0
RES000000674 ... . 09/11/2024 L0 I L0 ...0
RES000000675 ... . | STATEN ISLAND . 09/20/2024 L0 L0 L0 .0
RES000000676 ... BEECH GROVE ... 09/19/2024 L0 I L0 ...0
RES000000677 ... 10/02/2024 L0 L0 L0 .0
RES000000678 ... .. | OAKWOOD ... 10/10/2024 L0 I L0 ...0
RES000000679 ... . |PLYMOUTH .. 10/11/2024 L0 L0 L0 .0
RES000000680 ... TEMPLE CITY ... 09/24/2024 L0 I L0 ...0
RES000000681 .. | PINELLAS PARK . .10/16/2024 .. 0 L0f 0 0
RES000000682 .. | BROOKLYN .. .10/07/2024 .. 0 .0 0 0
RES000000683 .. | CONESUS .09/23/2024 .. 0 L0f 0 0
RES000000684 ... L [MIAMI 10/17/2024 . . L0 I L0 ...0
RES000000685 ... .. | COCOA BEACH ... 09/30/2024 304,400 |.... L0 L0 L0 .0
RES000000686 ... . | POMPANO BEACH . 10/16/2024 381,864 |.... L0 I L0 ...0
RES000000687 ... ROWLAND HEIGHTS . 10/08/2024 531,716 |.... L0 L0 L0 .0
RES000000688 ... SANTA BARBARA ... 09/26/2024 . L0 I L0 ...0
RES000000689 ... .. [BILOXI 10/15/2024 170,908 |.... L0 L0 L0 .0
RES000000690 ... .. |LOS ANGELES 10/11/2024 577,562 |.... L0 I L0 ...0
RES000000691 ... .. [LOS ANGELES ... 10/09/2024 .. 718,205 |.... L0 L0 L0 .0
RES000000692 .. | SAN ANTONIO . .10/18/2024 .. 425,541 |. 0 .0 0 0
RES000000693 .. |POOLER . .09/12/2024 .. 237,833 0 L0f 0 0
RES000000694 .. |FULSHEAR .. .10/10/2024 .. 356,069 0 .0 0 0
RES000000695 .. | MUNFORD .09/26/2024 .. 156,916 0 L0f 0 0
RES000000696 . | WAPPINGERS FALLS .10/18/2024 .. ...392,799 0 .0 0 0
RES000000697 ... . 10/09/2024 1,138,783 |.... L0 L0 L0 .0
RES000000698 ... .. |HUDGINS ... 10/14/2024 ...657,994 [.... L0 I L0 ...0
RES000000699 ... .. |HOUSTON ... 10/04/2024 L0 L0 L0 .0
RES000000731 ... .. [WINSTED ... 10/25/2024 L0 I L0 ...0
RES000000732 ... . |FLETCHER . 10/11/2024 L0 L0 L0 .0
RES000000733 ... . 09/16/2024 L0 I L0 ...0
RES000000734 .. [WHITES CREEK .09/30/2024 .. 0 L0f 0 0
RES000000735 .. | SCOTTSDALE .. .09/10/2024 .. 0 .0 0 0
RES000000736 .. [STATEN ISLAND . .09/18/2024 .. 0 L0f 0 0
RES000000737 .. |EUGENE .... .09/19/2024 .. . 0 .0 0 0
RES000000738 o [MIAMT ... .09/16/2024 .. ,598,923 |. 0 L0f 0 0
RES000000739 ... .. |CHAMPIONS GATE .. 08/30/2024 199,615 |.... L0 I L0 ...0
RES000000740 ... .. | MONRCE ... 10/18/2024 L0 L0 L0 .0
RES000000741 ... .. | SARASOTA .. 10/17/2024 L0 I L0 ...0
RES000000742 ... .. |READING ... 10/17/2024 L0 L0 L0 .0
RES000000743 ... .. |FORT LEE . 12/16/2024 L0 I L0 ...0
RES000000744 ... .. | FREEPORT .. 10/18/2024 L0 L0 L0 .0
RES000000745 ... .. [ANAHEIM ... 10/21/2024 L0 I L0 ...0
RES000000746 ... .. | GLENDALE 10/15/2024 L0 L0 L0 .0
RES000000747 .. | RANCHO SANTA FE . .10/16/2024 .. 0 .0 0 0
RES000000748 ... . [NINEVEH ... 10/23/2024 0. 0. 0. .0
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RES000000749 ...
RES000000750 ...
RES000000751 ...
RES000000752
RES000000753
RES000000754
RES000000824 ...
RES000000825 ...
RES000000826 ...
RES000000827 ...
RES000000828 ...
RES000000829 ...
RES000000830 ...
RES000000831 ...
RES000000832
RES000000833
RES000000834
RES000000835 ...
RES000000836 ...
RES000000837 ...
RES000000838 ...
RES000000839 ...
RES000000840 ...
RES000000841 ...
RES000000842 ...
RES000000843
RES000000844
RES000000845
RES000000846
RES000000847
RES000000848 ...
RES000000849 ...
RES000000850 ...
RES000000851 ...
RES000000852 ...
RES000000853 ...
RES000000854
RES000000855
RES000000856
RES000000857
RES000000858
RES000000859 ...
RES000000860 ...
RES000000861 ...
RES000000862 ...
RES000000863 ...
RES000000864 ...
RES000000865 ...
RES000000866 ...
RES000000867
RES000000868 ...

.. | LOXAHATCHEE ...
.. | OCEAN CITY
.. | HOUSTON
.. | LYNBROOK ..
.. | WILLINGBORO
.. | ROWLETT ...
.. | ORLANDO ...
. |ROYAL PALM BEACH

.. |URBANA ...
.. | CHEROKEE ..
.. | BULLARD ...
L | MIAMT ..
.. | OOLTEWAH .
.. | NEW YORK
.. | BUFORD ...
.. | ARLINGTON
.. |BUFFALO ...
. | NEW YORK .

.. | SOUTHAMPTON .
.. | NAPLES
.. | KAMUELA ...
.. | ATLANTA ...
.. | FLORISSANT ..
.. | LOS ANGELES
.. | BULLARD ...
.. | ROCKPORT ..
.. | WESTMINSTER
.. | CLAREMONT ...
.. | THORNTON
.. |ATHOL ..
.. |KATY ...
.. | BRADENTON
.. | HOFFMAN ESTATES .
.. | OLATHE .
.. | VISALIA
.| DAVENPORT

. |LOS ANGELES ...

.. | LEXINGTON ...
.. |ELK GROVE ...
. | JOSHUA TREE .

. | REDWOOD CITY

. | BLOOMFIELD ..

STATEN ISLAND .
CARBONDALE

LAKE WORTH

ASHLAND ...

09/30/2024
09/28/2024
10/23/2024

10/04/2024
09/27/2024
09/09/2024
09/25/2024
12/16/2024
10/16/2024
09/27/2024
09/27/2024

10/23/2024
10/17/2024
10/22/2024
10/24/2024
08/23/2024
09/16/2024
10/25/2024
10/22/2024

09/10/2024
10/10/2024
10/31/2024
10/25/2024
10/31/2024
09/24/2024

11/07/2024
11/06/2024
11/12/2024
11/13/2024
11/13/2024
11/07/2024
11/12/2024
11/15/2024

11/14/2024

.10/04/2024 ..
1071172024 ..
.10/07/2024 ..

1071772024 ..
.10/01/2024 ..
.12/16/2024 ..

.10/01/2024 ..
.10/04/2024 ..
.11/06/2024 ..
.09/27/2024 ..
1073172024 ..

.10/15/2024 ..
.12/16/2024 ..
.10/24/2024 ..
.12/16/2024 ..
.10/31/2024 ..

.11/08/2024 ..

,071,017 |.
339,686 |....

387,129 |....
.. 289,570 |.
272,272 |
.. 348,701 ).
.. 368,360 |.

513,884 |....
151,082 |....
142,725 ).
...532,950 |....

0O 0O 0O 00 0000000000000 O0O0O0O0O0OO0DO0O0DO0DO0OODO0OOODODO0OODOODOOO0O0 OO0 O OO O O O
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RES000000869 ... . |BOCA RATON .. 11/14/2024 ...281,235 |.... .. (379),... (379)|..
RES000000870 ... . 11/13/2024 (2.
RES000000871 ... .. | ALBRTIS 11/15/2024 ) . (321).. .. (321)]..
RES000000872 . | SAN FRANCISCO . .11/09/2024 .. 793,640 ..(2,415) (2,415)|..

.. | JONESTOWN ...
.. | WALLINGFORD
. | CORBIN
MIAMI
THE VILLAGES ..

RES000000873
RES000000874
RES000000875 ...
RES000000876 ...
RES000000877 ...

11/15/2024 ..
11/18/2024 ..
11/14/2024
11/15/2024
11/12/2024

. (201)
. (173)

(201))..
(173)|..

RES000000878 ... .. [MILWAUKEE ... 11/13/2024
RES000000879 ... . | COLUMBUS ... 11/12/2024
RES000000880 ... ASBURY PARK . 11/18/2024
RES000000881 ... VALPARAISO .. 11/14/2024

RES000000882 ...
RES000000883
RES000000884
RES000000885
RES000000886 ...
RES000000887 ...
RES000000888 ...
RES000000889 ...
RES000000890 ...

.. | BRADENTON ...
.. |LAUREL ...
.. | ROSELAND .
.. | SPRINGFIELD .
. [LEXINGTON ...

10/30/2024
.11/04/2024 ..
11/07/2024 ..
.11/08/2024 ..
10/25/2024
08/28/2024
09/24/2024
09/13/2024
09/30/2024

177,994 ...
,184,767 |....
312,017 |....
567,056 |....
665,026 |....

WHITEVILLE ..
.. | SCOTTSDALE ..
. | ALBERTSON ...

RES000000891 ... . 10/11/2024

RES000000892 ... .. | HARWINTON ... 10/04/2024 . .
RES000000894 ... .. | NENNAN 09/30/2024 488,118 |....
RES000000895 .. | MONTEREY PARK . .10/01/2024 .. .. 609,781 .
RES000000896 .. | ODESSA ... .09/27/2024 .. .. 568,736 |.
RES000000897 .. |BELLEVILLE .09/30/2024 ..

RES000000898 .. | BRECKENRIDGE .10/22/2024 ..

RES000000899 .. | CORONA ... .10/28/2024 ..

RES000000900 ... .. | SANTA ANA ... 10/09/2024

RES000000901 ... .. | LAS VEGAS 09/19/2024

RES000000902 ... . |LAGUNA NIGUEL . [T P R 10/23/2024

RES000000904 ... . [ PPN R 09/24/2024

RES000000905 ... .. | CENTENNIAL .. 10/22/2024

RES000000906 ... .. | PORT SAINT LUCIE 10/16/2024

RES000000907 .. | WILMINGTON .. .10/24/2024 ..

RES000000908 .. | NEWARK ... .10/24/2024 ..

RES000000909 . | EAST BERNARD .10/30/2024 ..

.. | MAVMOTH LAKES .
.. | NAPLES ....
.. | FLETCHER .
.. | HENDERSONVILLE ..
.. | LOS ANGELES
.. |FAIRFAX ...
.. | HOLLISTER
. | DAVENPORT ...

RES000000910
RES000000911
RES000000912 ...
RES000000913 ...
RES000000914 ...
RES000000915 ...
RES000000916 ...

.10/30/2024 ..
1170172024 ..
10/30/2024 . .
10/30/2024 812,576 |....
10/28/2024 ,124,007 |....
10/31/2024 310,730 |....
10/30/2024 ,824,937 |....

RES000000917 ... . 10/17/2024 372,057 |....
RES000000918 ... .. | SPRING 11/12/2024 134,681 |....
RES000000919 ... .. |MYRTLE BEACH 10/23/2024 ...163,345 |....
RES000000920 . |NORTH MYRTLE BEACH .10/28/2024 .. 522,760 |.

RES000000921 ... . | NORTH MIAMI ...

0O 0O 0O 00 0000000000000 O0O0O0O0O0OO0DO0O0DO0DO0OODO0OOODODO0OODOODOOO0O0 OO0 O OO O O O
O 0O 000 0000000000000 ODO0OODODOOODOODODOODODOODODOODOOODOOOOOO OO O OO

0 0O 0O 0O 0000000000000 O0O0O0O0O0O0O0O0ODO0O0DO0DO0OODO0OOODODO0OODOOOOOO OO0 O OO O O O

0 0O 0O 0O 0000000000000 O0O00O0O0O0O0O0O0DO0O0DO0DO0OODO0OOODODO0OODOODOOOO OO0 OO OO O O

10/28/2024 ...303,436 ...
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RES000000922 ...
RES000000923 ...
RES000000924 ...
RES000000925

RES000000926

RES000000927

RES000000928 ...
RES000000929 ...
RES000000930 ...
RES000000931 ...
RES000000932 ...
RES000000933 ...
RES000000935 ...
RES000000936 ...
RES000000937
RES000000938
RES000000939
RES000000940 ...
RES000000941 ...
RES000000942 ...
RES000000943 ...
RES000000944 ...
RES000000945 ...
RES000000946 ...
RES000000947 ...
RES000000948
RES000000949
RES000000950
RES000000951
RES000000952
RES000000953 ...
RES000000954 ...
RES000000956 ...
RES000000957 ...
RES000000958 ...
RES000000961 ...
RES000000962
RES000000963
RES000000967
RES000000968
RES000000970
RES000000971 ...
RES000000972 ...
RES000000973 ...
RES000000974 ...
RES000000975 ...
RES000000976 ...
RES000000977 ...
RES000000978 ...
RES000000979
RES000000980 ...

. | MILFORD

.. | WINTER HAVEN
. | WESTWOOD

.. | KANSAS CITY ...
.. | CHESTERTONN .
. | GLENDALE ....

.. | ATLANTA ...
. | LANSDALE .

.. | DANVILLE .
. |MYRTLE BEACH

.. | CHARLESTOIN ...
.. | CHARLOTTE
.. | SANTA ROSA BEACH
.. |MURRIETA .
.. |DESTIN ...
.. | DORAVILLE
.. | CHAMPLIN ..
. |LOS ANGELES

.. | LAWRENCEVILLE .
. | LANGHORNE ...

.. |PALM CITY ...
.. | NENPORT NENS
.. | FORT LAUDERDALE .
. | SAN FRANCISCO ...

BOYNTON BEACH ...
PORT SAINT LUCIE
JAMAICA ...

GALENA .

DESERT HOT SPRINGS ...

POMPANO BEACH ...
SEVIERVILLE ...
VENTNOR CITY ..

HILTON HEAD ISLAND

NORTH MYRTLE BEACH ...
FREEPORT ..

MIAMIE ..

L0S ANGELES

MYRTLE BEACH ..

10/29/2024
10/25/2024
11/05/2024

10/29/2024
10/29/2024
10/25/2024
11/06/2024
10/31/2024
11/07/2024
10/29/2024
10/30/2024

10/30/2024
10/31/2024
10/30/2024
10/25/2024
10/25/2024
11/20/2024
10/24/2024
11/19/2024

10/18/2024
10/25/2024
11/13/2024
11/12/2024
11/05/2024
10/31/2024

11/04/2024
11/12/2024
10/24/2024
10/15/2024
10/23/2024
10/25/2024
09/13/2024
11/07/2024

10/08/2024

1170172024 ..
.10/24/2024 ..
11/07/2024 ..

.10/16/2024 ..
.10/23/2024 ..
.10/31/2024 ..

.10/25/2024 ..
.11/05/2024 ..
.11/06/2024 ..
.11/06/2024 ..
.10/29/2024 ..

.10/28/2024 ..
11/16/2024 ..
1171572024 ..
11/18/2024 ..
.11/08/2024 ..

.10/28/2024 ..

380,098 |....
583,588 |....

...192,534 |....

.. 619,900 |.

.. 2 570,570 |....

.. (284)]...
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE B - PART 3

Showing All Mortgage Loans DISPOSED Transferred or Repaid During the Current Quarter

1 Location 4 5 Change in Book Value/Recorded Investment 14 15 16 17 18
2 3 Book Value/ 8 9 10 1" 12 13 Book Value/
Recorded Current Recorded
Investment Year’s Other- Total Investment Foreign
Excluding Unrealized Current Than- Capitalized Change |Total Foreign| Excluding Exchange Realized Total
Accrued Valuation Year's Temporary Deferred in Exchange Accrued Gain Gain Gain
Loan Date Disposal Interest Increase/ [(Amortization)| Impairment | Interestand | Book Value | Change in Interest on Consid- (Loss) on (Loss) on (Loss) on
Loan Number City State Type Acquired Date Prior Year | (Decrease) | /Accretion | Recognized Other (8+9-10+11) | Book Value Disposal eration Disposal Disposal Disposal

RES000000981 ...
RES000000982 ...
RES000000983 ...
RES000000984
RES000000985
RES000000986
RES000000987 ...
RES000000988 ...
RES000000989 ...
RES000000990 ...
RES000000991 ...
RES000000992 ...
RES000000993 ...
RES000000994 ...
RES000000995
RES000000996
RES000000997
RES000000998 ...
RES000000999 ...
RES000001000 ...
RES000001001 ...
RES000001002 ...
RES000001003 ...
RES000001004 ...
RES000001005 ...
RES000001006
RES000001007
RES000001008
RES000001009
RES000001010
RES000001011 ...
RES000001012 ...
RES000001013 ...
RES000001014 ...
RES000001015 ...
RES000001016 ...
RES000001017
RES000001018
RES000001019
RES000001020
RES000001021
RES000001022 ...
RES000001023 ...
RES000001024 ...
RES000001025 ...
RES000001026 ...
RES000001027 ...
RES000001028 ...
RES000001029 ...
RES000001030
RES000001031 ...

. | OCEANSIDE ...

.. |MYRTLE BEACH
.. | RICHVOND ..
.. | KILLEEN ...
.. | STERLING ....
.. | SAN DIEGO ...
. |HATTIESBURG ...

WEST CHESTER ..

.. | PALM BAY .
.. | SKOKIE .
. |EUREKA ...

.. | SAN DIEGO ...
.. |BAYOU VISTA ...
.. | SPRING HILL ...
.. | WASHINGTON ..
.. [LARGO ..
.. [DALLAS ....
. [ SCOTTSDALE

. [ STATESVILLE

.. | ATLANTA ...
.. | CLERMONT ..
.. | LAS VEGAS ...
. | HARRISBURG ..
DEERFIELD BEACH .
.. MELBOURNE ...

.. [DALLAS ....
.. | BOCA RATON
.. | OCEANSIDE
.. | REDMOND
o | MIAMI
.. | PADUCAH ...
.. |DARIEN ...
.. | WINTER SPRINGS ..
.. | HATTIESBURG
.. | ALBUQUERQE ...
.. |BIG BEAR LAKE .
.. |RALEIGH ...
.. |DALLAS ...
. | NORTH POTOMAC ...

ALBUQUERQUE ...
ALBUQUERQUE .
LITTLETON

WELLFORD .

IRVINE ...

FRESH MEADOWS .

10/16/2024
10/30/2024
11/15/2024

11/18/2024
11/19/2024
11/15/2024
11/19/2024
11/22/2024
11/18/2024
11/18/2024
11/18/2024

11/20/2024
11/22/2024
11/22/2024
11/21/2024
11/20/2024
11/22/2024
11/22/2024
11/21/2024

11/18/2024
11/19/2024
10/30/2024
11/04/2024
11/20/2024
11/01/2024

11/12/2024
11/07/2024
11/19/2024
11/25/2024
11/27/2024
11/26/2024
11/22/2024
11/26/2024

11/22/2024

.11/20/2024 ..
.11/18/2024 ..
11/18/2024 ..

.11/20/2024 ..
.11/18/2024 ..
.11/20/2024 ..

11/22/2024 ..
.10/29/2024 ..
11/18/2024 ..
.11/20/2024 ..
.10/08/2024 ..

.11/06/2024 ..
10/17/2024 ..
1171472024 ..
.11/20/2024 ..
1172172024 ..

.11/26/2024 ..

777,799 |....
.. 130,819 |
234,212 |
433,932 |.
.. 606,367 |.
,538,782 |.
454,444 |....

165,274 |....
507,922 |....
,846,013 |....

175,863 |....

0f

441,287 |....
.. 306,647 |.
531,105 ....

. (255)
.56
..(1,954)

.. (614)...

..'i'35,838)..:
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE B - PART 3

Showing All Mortgage Loans DISPOSED Transferred or Repaid During the Current Quarter

1 Location 4 5 Change in Book Value/Recorded Investment 14 15 16 17 18
2 3 Book Value/ 8 9 10 1" 12 13 Book Value/

Recorded Current Recorded

Investment Year’s Other- Total Investment Foreign

Excluding Unrealized Current Than- Capitalized Change Total Foreign| Excluding Exchange Realized Total

Accrued Valuation Year's Temporary Deferred in Exchange Accrued Gain Gain Gain

Loan Date Disposal Interest Increase/ |(Amortization)| Impairment | Interest and | Book Value | Change in Interest on Consid- (Loss) on (Loss) on (Loss) on
Loan Number City State Type Acquired Date Prior Year | (Decrease) | /Accretion | Recognized Other (8+9-10+11) | Book Value | Disposal eration Disposal Disposal Disposal

RES000001032 ... .. |HOUSTON 11/25/2024 L0 LA L0 L0 .0
RES000001033 ... .. | SAINT PETERSBURG 11/26/2024 L0 I L0 ...0
RES000001034 ... .. [MIRAMAR 11/21/2024 L0 L0 L0 .0
RES000001035 .. [LONGS ... .11/25/2024 .. 0 .0 0 0
RES000001036 .. | MUNFORD 1172572024 .. 0 L0f 0 0
RES000001037 .. [ TENSED . 11/20/2024 .. 0 . (16,354)f.. .0 0 0
RES000001038 ... .. [WILDWOOD .. 11/26/2024 L0 L. (1,107)f.. L0 L0 .0
RES000001039 ... . |ROSEVILLE ... 11/22/2024 L0 ...(1,089)f.. I L0 ...0
RES000001040 ... 11/25/2024 L0 .. (1,328)f.. L0 L0 .0
RES000001041 ... . 11/20/2024 L0 I L0 ...0
RES000001042 ... .. [WEST ALLIS .. {1 P A RN 11/27/2024 L0 L0 L0 .0
RES000001043 ... .. [ NORTH CHARLESTON .....eeeeeeemneneeeeemnnn frmeeeeemnneeee SO [ e o 11/26/2024 L0 I L0 ...0
RES000001044 ... o [LOS ANGELES ....oovvnvviivininnineiinnnnnes fooenneeecvinenn Chenc oo i s 11/25/2024 L0 L0 L0 .0
RES000001045 ... .. | DAVENPORT 11/29/2024 L0 I L0 ...0
RES000001046 .. | GRAND JUNCTION 11/25/2024 .. 0 L0f 0 0
RES000001047 .. |RIVERSIDE .10/07/2024 .. . 0 .0 0 0
RES000001048 .. |GLENDALE . .09/12/2024 .. ,340,878 |. 0 L0f 0 0
RES000001049 ... .. | DUNDEE .... 10/07/2024 232,121 ... L0 I L0 ...0
RES000001050 ... .. | WINDSOR 11/21/2024 166,392 |.... L0 L0 L0 .0
RES000001051 ... .. |ELK GROVE ... 09/27/2024 802,070 |.... L0 I L0 ...0
RES000001052 ... .. |BROOKLYN .. 11/12/2024 ,138,740 |.... L0 L0 L0 .0
RES000001053 ... . | TEMECULA . 10/29/2024 882,758 |.... L0 I L0 ...0
RES000001054 ... . 10/25/2024 L0 L0 L0 .0
RES000001055 ... .. |FLOWER MOUND .. 10/23/2024 L0 I L0 ...0
RES000001056 ... .. |FORT WORTH .. 10/29/2024 L0 L0 L0 .0
RES000001057 .. [LOS BANOS ... 1072172024 .. 0 .0 0 0
RES000001058 .. | MASSAPEQUA .. .10/31/72024 .. 0 L0f 0 0
RES000001059 .. |PACIFIC PALISADES . .11/01/2024 .. 0 .0 0 0
RES000001060 .. |ESCONDIDO ... 11/07/2024 .. 0 L0f 0 0
RES000001061 .. | POWAY .. .10/31/2024 .. 1 590,625 |. 0 .0 0 0
RES000001062 ... .. [ CONCORD ... 10/24/2024 523,508 |.... L0 L0 L0 .0
RES000001063 ... .. | YORBA LINDA ... 11/13/2024 ,303,166 |.... L0 I L0 ...0
RES000001064 ... L [MIAMI 11/13/2024 484,001 |.... L0 L0 L0 .0
RES000001065 ... .. |LAS VEGAS ... 11/08/2024 ,352,939 |.... L0 I L0 ...0
RES000001066 ... . | SAINT CLOUD . 11/08/2024 L0 L0 L0 .0
RES000001067 ... EL MONTE 11/19/2024 L0 I L0 ...0
RES000001068 .. |MC GAHEYSVILLE 11/22/2024 .. 0 L0f 0 0
RES000001069 .. | SUWANEE .11/06/2024 .. 0 .0 0 0
RES000001070 .. | PHOENIX ... 11/13/2024 .. 0 L0f 0 0
RES000001071 .. | ALBUQUERQUE . 11/26/2024 .. 0 .0 0 0
RES000001072 .. [KATY ... 1171572024 .. . 0 L0f 0 0
RES000001073 ... .. | CAMPBELL . 11/21/2024 1,573,042 |.... L0 I L0 ...0
RES000001074 ... .. [ SONOMA 11/19/2024 ,324,233 |.... L0 L0 L0 .0
RES000001075 ... . | FEDERAL WAY ... 11/19/2024 715,956 |.... L0 I L0 ...0
RES000001076 ... WINTER GARDEN . 11/21/2024 ...289,152 [.... L0 L0 L0 .0
RES000001077 ... 11/18/2024 ...283,423 |.... L0 I L0 ...0
RES000001078 ... .. | WOODSIDE 11/27/2024 288,989 |.... L0 L0 L0 .0
RES000001079 ... . | MAYFLOWER MTN . 11/19/2024 ...1,317,163 |.... L0 I L0 ...0
RES000001080 ... KISSIMMEE 11/21/2024 .. 783,714 [.... L0 L0 L0 .0
RES000001081 .. |MIAMI BEACH ... .11/06/2024 .. ...208,557 |. 0 .0 0 0
RES000001082 ... . | FORT LAUDERDALE ... 11/25/2024 577,010 |.... 0. 0. 0. .0
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE B - PART 3

Showing All Mortgage Loans DISPOSED Transferred or Repaid During the Current Quarter

RES000001123
RES000001124
RES000001125 ...
RES000001126 ...
RES000001127 ...
RES000001128 ...
RES000001129 ...
RES000001130 ...
RES000001131 ...
RES000001132 ...
RES000001133
RES000001134 ...

1 Location 4 5 Change in Book Value/Recorded Investment 14 15 16 17 18
2 3 Book Value/ 8 9 10 1" 12 13 Book Value/
Recorded Current Recorded
Investment Year’s Other- Total Investment Foreign
Excluding Unrealized Current Than- Capitalized Change Total Foreign| Excluding Exchange Realized Total
Accrued Valuation Year's Temporary Deferred in Exchange Accrued Gain Gain Gain
Loan Date Disposal Interest Increase/ |(Amortization)| Impairment | Interest and | Book Value | Change in Interest on Consid- (Loss) on (Loss) on (Loss) on
Loan Number City State Type Acquired Date Prior Year | (Decrease) | /Accretion | Recognized Other (8+9-10+11) | Book Value | Disposal eration Disposal Disposal Disposal
RES000001083 ... .. |BIVALVE 11/25/2024 .. 210,890 |.... ... (49))... L0 L0 L0 .0
RES000001084 ... .. | NAUGATUCK ... 11/22/2024 L0 I L0 ...0
RES000001085 ... .. |BOCA RATON 11/13/2024 L0 L0 L0 .0
RES000001086 .. | ROXBURY TOMNNSHIP .11/25/2024 .. 0 .0 0 0
RES000001087 .. | WESLEY CHAPEL . 1171472024 .. 0 L0f 0 0
RES000001088 .. | HOLLYWOOD ... 11/15/2024 .. 0 .0 0 0
RES000001089 ... .. |LAWRENCEVILLE . 11/27/2024 L0 L0 L0 .0
RES000001090 ... .. |BELL GARDENS 11/26/2024 L0 I L0 ...0
RES000001091 ... .. [OWINGS MILLS 11/26/2024 L0 L0 L0 .0
RES000001092 ... .. | FRENCHBURG .. 11/21/2024 L0 I L0 ...0
RES000001093 ... .. [HOLLYWOOD ... 11/21/2024 L0 L0 L0 .0
RES000001094 ... .. [NEWARK ... 11/27/2024 L0 I L0 ...0
RES000001095 ... .. | GLENDALE . 11/21/2024 L0 L0 L0 .0
RES000001096 ... .. | CLARKSVILLE ... 11/26/2024 L0 I L0 ...0
RES000001097 .. |MYRTLE BEACH 11/25/2024 .. 0 L0f 0 0
RES000001098 .. [NEWARK ... .12/04/2024 .. 0 .0 0 0
RES000001099 .. [WILMINGTON .. 172772024 .. 0 L0f 0 0
RES000001100 ... .. | WINTER GARDEN . 11/25/2024 . L0 I L0 ...0
RES000001101 ... .. | BURBANK 11/22/2024 853,089 |.... L0 L0 L0 .0
RES000001102 ... . | ENGLEWOOD ... 11/27/2024 201,825 |.... L0 I L0 ...0
RES000001103 ... . 10/24/2024 L0 L0 L0 .0
RES000001104 ... .. [ STOUGHTON ... 10/31/2024 L0 I L0 ...0
RES000001105 ... .. |BROOKLYN ... 11/21/2024 L0 L0 L0 .0
RES000001106 ... . | HENDERSON ... 12/05/2024 L0 I L0 ...0
RES000001107 ... FORT LAUDERDALE .... 12/02/2024 L0 L0 L0 .0
RES000001108 .. |LONGS ..... .12/03/2024 .. 0 .0 0 0
RES000001109 .. | ROSWELL .12/02/2024 .. 0 L0f 0 0
RES000001110 .. | YORKTOIIN .. .11/25/2024 .. 0 .0 0 0
RES000001111 .. | JACKSONVILLE .12/02/2024 .. 0 L0f 0 0
RES000001112 .. [VINTON .... .12/06/2024 .. 0 .0 0 0
RES000001113 ... .. [HUFFMAN ... 12/06/2024 L0 L0 L0 .0
RES000001114 ... .. | CATHEDRAL CITY .. 12/04/2024 L0 I L0 ...0
RES000001115 ... . | HENDERSON 11/27/2024 L0 L0 L0 .0
RES000001116 ... KANSAS CITY 12/03/2024 L0 I L0 ...0
RES000001117 ... COCONUT CREEK ... 12/06/2024 L0 . L0 L0 .0
RES000001118 ... .. | ALBUQUERQUE . 12/06/2024 L0 (164).. I L0 ...0
RES000001119 .. |RICHVOND .. 11/25/2024 .. 0 L0f 0 0
RES000001121 .. | CARROLLTON 12/11/72024 .. 0 .0 0 0
RES000001122 . [HONOLULU .. .12/10/2024 .. 0 L0f 0 0
0 .0 0 0
0 L0f 0 0
L0 I L0 ...0
L0 L0 L0 .0
L0 I L0 ...0
L0 L0 L0 .0
L0 I L0 ...0
L0 L0 L0 .0
L0 I L0 ...0
L0 L0 L0 .0
0 .0 0 0
0. 0. 0. .0

.. | LAS VEGAS
.. | ALBUQUERQUE .
.. | GAINESVILLE ...
.. | BIRMINGHAM ..
. | ZINMERVAN ...

.. | OAKLAND TONNSHIP ...
. | BEAUFORT .

.. | SAN DIEGO ...
.. |OVIEDO .
SJLUTZ ...

12/06/2024
12/06/2024
12/06/2024
12/09/2024
12/13/2024
12/11/2024
12/12/2024
12/09/2024

12/09/2024

.12/04/2024 ..
.12/08/2024 ..

12/13/2024 ..

(470)::

(1 309)|..
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE B - PART 3

Showing All Mortgage Loans DISPOSED Transferred or Repaid During the Current Quarter

1 Location 4 5 Change in Book Value/Recorded Investment 14 15 16 17 18
2 3 Book Value/ 8 9 10 1" 12 13 Book Value/
Recorded Current Recorded
Investment Year’s Other- Total Investment Foreign
Excluding Unrealized Current Than- Capitalized Change |Total Foreign| Excluding Exchange Realized Total
Accrued Valuation Year's Temporary Deferred in Exchange Accrued Gain Gain Gain
Loan Date Disposal Interest Increase/ [(Amortization)| Impairment | Interestand | Book Value | Change in Interest on Consid- (Loss) on (Loss) on (Loss) on
Loan Number City State Type Acquired Date Prior Year | (Decrease) | /Accretion | Recognized Other (8+9-10+11) | Book Value Disposal eration Disposal Disposal Disposal

RES000001135 ...
RES000001136 ...
RES000001137 ...
RES000001138
RES000001139
RES000001140
RES000001141 ...
RES000001142 ...
RES000001143 ...
RES000001144 ...
RES000001145 ...
RES000001146 ...
RES000001147 ...
RES000001148 ...
RES000001149
RES000001150
RES000001151
RES000001152 ...
RES000001153 ...
RES000001154 ...
RES000001155 ...
RES000001156 ...
RES000001157 ...
RES000001158 ...
RES000001159 ...
RES000001162
RES000001164
RES000001165
RES000001166
RES000001167
RES000001168 ...
RES000001169 ...
RES000001170 ...
RES000001171 ...
RES000001172 ...
RES000001174 ...
RES000001175
RES000001176
RES000001177
RES000001179
RES000001180
RES000001182 ...
RES000001183 ...
RES000001184 ...
RES000001186 ...
RES000001188 ...
RES000001190 ...
RES000001191 ...
RES000001192 ...
RES000001193
RES000001194 ...

.. | NEW KENSINGTON ..
.. | ARLINGTON
.. | JUNO BEACH
.. | ENGLISHTOUN .
.. | KISSIMMEE ...
. | SAN FRANCISCO .

.. | LAS VEGAS ...
. | SUGAR LAND ..

.. | HOMESTEAD ...
.. | COLUMBIA ...
.. | SAN DIEGO ...
.. | FORT LAUDERDALE .
.. | SALISBURY ...
.. |RIVER GROVE ...
. |MYRTLE BEACH ..

.. | MAYFLOWER MOUNTAIN ...
. |NORTH MYRTLE BEACH ...

.. | STATEN ISLAND .
.. | MART INSBURG
.. | FORT WALTON BEACH .
.. | LINDENHURST .
| MIAMT L
.. [ GREER
. [ FOUNTAIN VALLEY .

.. |FLUSHING ...
. [LOS ANGELES

.. | JAMAICA ESTATES .
.. | PORT SAINT JOE ..
.. |LOS ANGELES
.. [ YORBA LINDA
.. [MYRTLE BEACH
.. | DURHAM ...
.. [ CAPE CORAL
.. | FRESNO
. |MIAMI LAKES ...

NEW SMYRNA BEACH ...

SACRAMENTO ..

.. | GRANITE BAY ...
.. | FORT MOHAVE ...
.. | WESTMINSTER
.. | PHOENIX ...
. |LENOIR CITY ...

11/13/2024
12/12/2024
11/26/2024

11/04/2024
10/30/2024
11/15/2024
11/06/2024
11/15/2024
11/21/2024
12/06/2024
11/18/2024

11/22/2024
11/20/2024
10/31/2024
11/22/2024
11/19/2024
11/25/2024
11/26/2024
12/02/2024

11/25/2024
11/07/2024
12/09/2024
10/29/2024
11/18/2024
12/11/2024

12/09/2024
12/16/2024
12/06/2024
11/30/2024
10/04/2024
10/30/2024
11/27/2024
11/26/2024

12/09/2024

.11/26/2024 ..
.09/26/2024 ..
11/12/2024 ..

.12/06/2024 ..
11/22/2024 ..
11/25/2024 ..

.10/10/2024 ..
.11/20/2024 ..
.11/19/2024 ..
.11/18/2024 ..
.10/26/2024 ..

.11/18/2024 ..
.12/03/2024 ..
.12/05/2024 ..
.12/03/2024 ..
.12/05/2024 ..

11/26/2024 ..

0.
0.

...473,275 |
...275,99 |.
1,019,273 |.

0O 0O 0O 00 0000000000000 O0O0O0O0O0OO0DO0O0DO0DO0OODO0OOODODO0OODOODOOO0O0 OO0 O OO O O O
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE B - PART 3

Showing All Mortgage Loans DISPOSED Transferred or Repaid During the Current Quarter

1 Location 4 5 Change in Book Value/Recorded Investment 14 15 16 17 18
2 3 Book Value/ 8 9 10 1" 12 13 Book Value/
Recorded Current Recorded
Investment Year’s Other- Total Investment Foreign
Excluding Unrealized Current Than- Capitalized Change |Total Foreign| Excluding Exchange Realized Total
Accrued Valuation Year's Temporary Deferred in Exchange Accrued Gain Gain Gain
Loan Date Disposal Interest Increase/ [(Amortization)| Impairment | Interestand | Book Value | Change in Interest on Consid- (Loss) on (Loss) on (Loss) on
Loan Number City State Type Acquired Date Prior Year | (Decrease) | /Accretion | Recognized Other (8+9-10+11) | Book Value Disposal eration Disposal Disposal Disposal

RES000001195 ...
RES000001196 ...
RES000001197 ...
RES000001198
RES000001201
RES000001202
RES000001203 ...
RES000001204 ...
RES000001205 ...
RES000001206 ...
RES000001207 ...
RES000001208 ...
RES000001210 ...
RES000001211 ...
RES000001212
RES000001213
RES000001214
RES000001215 ...
RES000001216 ...
RES000001217 ...
RES000001218 ...
RES000001219 ...
RES000001220 ...
RES000001221 ...
RES000001222 ...
RES000001223
RES000001224
RES000001225
RES000001226
RES000001227
RES000001228 ...
RES000001229 ...
RES000001230 ...
RES000001231 ...
RES000001232 ...
RES000001233 ...
RES000001234

RES000001235

RES000001236

RES000001237

RES000001238

RES000001239 ...
RES000001240 ...
RES000001241 ...
RES000001242 ...
RES000001243 ...
RES000001244 ...
RES000001245 ...
RES000001246 ...
RES000001247
RES000001249 ...

.. | SAN ANTONIO .
.. | SACRANENTO ..
.. | CHEEKTOWAGA ...
.. | LAKE ARIEL ..
.. | ROCK INGHAM
.. | SEFFNER ...
.. | LEES SUMMIT
.. | BLUFFTON .
.. | LAREDO ....
.. | LAUDERHILL
.. | PORTER RANCH ..
.. | AUSTIN
.| WINDERMERE ..

.. |MURRELLS INLET
.. |HELEN ..
.. | BERIIYN .
.. | SCHAUMBURG ..
. | VIRGINIA BEACH ..

.. | EAST HARTFORD .
.. |NORTH MYRTLE BEACH
. | CHARLOTTE

.. | HARTFORD
.. | WEST PALM BEACH .
. | VICTORVILLE

.. |KENT ...
. | GULF SHORES ...

.. | COLUMBUS ..
.. | COLUMBUS
. | EAST BERNARD

. |MARIETTA ....

.. | WEATHERFORD .
. |LITHIA ...

NEW PORT RICHEY .
FORT MYERS ..

ORLANDO
MAGNOLIA .

STUART .

SPANISH FORK ..
FORT LAUDERDALE ...
PEMBROKE PINES
CHULA VISTA

PIGEON FORGE

MYRTLE BEACH ..

OCEAN CITY ..

12/13/2024
11/26/2024
12/13/2024

12/19/2024
12/17/2024
12/19/2024
12/18/2024
12/12/2024
12/20/2024
12/02/2024
12/20/2024

12/19/2024
12/19/2024
12/20/2024
12/20/2024
12/20/2024
12/19/2024
12/17/2024
12/16/2024

12/20/2024
12/26/2024
12/20/2024
12/20/2024
12/26/2024
12/27/2024

12/20/2024
12/27/2024
12/23/2024
12/27/2024
12/27/2024
12/06/2024
12/12/2024
10/23/2024

12/04/2024

12/12/2024 ..
.12/20/2024 ..
.12/16/2024 ..

12/13/2024 ..
.12/19/2024 ..
A2/17/2024 ..

.12/19/2024 ..
.12/18/2024 ..
.12/26/2024 ..
A2/27/2024 ..
12/21/2024 ..

12/23/2024 ..
12/23/2024 ..
12/23/2024 ..
12/23/2024 ..
12/23/2024 ..

.10/25/2024 ..
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE B - PART 3

Showing All Mortgage Loans DISPOSED Transferred or Repaid During the Current Quarter

RES000001325 ...
RES000001332
RES000001340
RES000001356
RES000001363
RES000001367
RES000001368 ...
RES000001376 ...
RES0000013%0 ...
RES000001450 ...
RES000001451 ...
RES000001453 ...
RES000001478 ...
RES000001479 ...
RES000001483
RES0000014%6 ...

1 Location 4 5 Change in Book Value/Recorded Investment 14 15 16 17 18
2 3 Book Value/ 8 9 10 1" 12 13 Book Value/
Recorded Current Recorded
Investment Year’s Other- Total Investment Foreign
Excluding Unrealized Current Than- Capitalized Change Total Foreign| Excluding Exchange Realized Total
Accrued Valuation Year's Temporary Deferred in Exchange Accrued Gain Gain Gain
Loan Date Disposal Interest Increase/ |(Amortization)| Impairment | Interest and | Book Value | Change in Interest on Consid- (Loss) on (Loss) on (Loss) on
Loan Number City State Type Acquired Date Prior Year | (Decrease) | /Accretion | Recognized Other (8+9-10+11) | Book Value | Disposal eration Disposal Disposal Disposal
RES000001251 ... . | LAGUNA WOODS .. 12/06/2024 ... (508)|... L0 .. (508)].. L0 L0 .0
RES000001253 ... VICTORVILLE ... 12/16/2024 .. (317))... L0 .. (817)].. I L0 ...0
RES000001254 ... GAINESVILLE ... 11/25/2024 L0 L (73)].. L0 L0 .0
RES000001257 WEST JORDAN . .12/12/2024 .. 0 (612)].. .0 0 0
RES000001259 MELVILLE . 1172672024 .. . (603), 0 (603)f.. L0f 0 0
RES000001260 .. | BALTIMORE .12/30/2024 .. . (437) 0 (437)|.. .0 0 0
RES000001261 ... .. | NAPLES 12/31/2024 ... (598)|... L0 .. (598)].. L0 L0 .0
RES000001262 ... . |LYNN HAVEN .. 01/02/2025 ... (163)]... L0 .. (163)].. I L0 ...0
RES000001263 ... 12/24/2024 ... (266)|... L0 .. (266)].. L0 L0 .0
RES000001264 ... . 12/31/2024 ... (209)]... L0 .. (209)].. I L0 ...0
RES000001265 ... .. MIAMI BEACH ... 12/30/2024 ... (535)... L0 .. (535)].. L0 L0 .0
RES000001266 ... . | NORTH MYRTLE BEACH ... 12/30/2024 .. (824))... L0 (824)f.. I L0 ...0
RES000001267 ... 12/13/2024 L0 ..(56)|.. L0 L0 .0
RES000001268 ... . 12/26/2024 L0 .. (256)].. I L0 ...0
RES000001269 .. | PLEASANTON A2/17/2024 .. 0 L0f 0 0
RES000001270 .. |STEGER . .12/31/2024 .. 0 .0 0 0
RES000001274 .. [ COLUMBUS .12/31/72024 .. 0 L0f 0 0
RES000001275 ... .. [ SAVANNAH .. 12/31/2024 L0 I L0 ...0
RES000001276 ... .. | CHARLESTON .. 12/27/2024 L0 L0 L0 .0
RES000001277 ... .. | OCEAN PARK .. 12/31/2024 L0 I L0 ...0
RES000001278 ... .. [BLANCO .... 12/31/2024 L0 L0 L0 .0
RES000001279 ... . [CLIFTON ... 12/31/2024 L0 I L0 ...0
RES000001280 ... . 12/31/2024 L0 L0 L0 .0
RES000001281 ... .. |PINECREST ... 12/10/2024 L0 I L0 ...0
RES000001282 ... .. [LITTLE ELM .. 12/16/2024 L0 L0 L0 .0
RES000001284 .. | PALMDALE . .12/30/2024 .. 0 .0 0 0
RES000001289 o [MIAME .. .01/07/2025 .. 0 L0f 0 0
RES000001299 .. | WINGATE .12/18/2024 .. 0 .0 0 0
RES000001300 .. [BENTON . 11/25/2024 .. 0 L0f 0 0
RES000001301 .. [MEMPHIS ... .12/10/2024 .. 0 .0 0 0
RES000001302 ... .. |HEATHSVILLE 12/12/2024 L0 L0 L0 .0
RES000001303 ... . |BLUE RIDGE 12/16/2024 L0 I L0 ...0
RES000001312 ... .| INDIANAPOLIS .. 12/04/2024 L0 L0 L0 .0
RES000001323 ... MESA ... 01/02/2025 L0 I L0 ...0
RES000001324 ... KINGMAN 12/31/2024 L0 L0 L0 .0
L0 I L0 ...0
0 L0f 0 0
0 .0 0 0
0 L0f 0 0
0 .0 0 0
0 L0f 0 0
L0 I L0 ...0
L0 L0 L0 .0
L0 I L0 ...0
L0 L0 L0 .0
L0 I L0 ...0
L0 L0 L0 .0
L0 I L0 ...0
L0 L0 L0 .0
0 .0 0 0
0. 0. 0. .0

.. | CHAPEL HILL
.. | MONTGOMERY ..
.. | PHILADELPHIA

. | CINCINNATI

.. | OCEAN ISLE BEACH ...
.. |KITTY HAIK
.. |NORTH BAY VILLAGE .
L |AZLE ...

NORTH CAPE MAY
SUGARCREEK TOWNSHIP

12/27/2024

01/17/2025
12/20/2024
12/23/2024
12/27/2024
01/15/2025
01/24/2025
01/24/2025
01/30/2025

12/20/2024

.12/10/2024 ..
.12/16/2024 ..
.01/15/2025 ..
.01/14/2025 ..
.01/16/2025 ..

.02/14/2025 ..
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE B - PART 3

Showing All Mortgage Loans DISPOSED Transferred or Repaid During the Current Quarter

1 Location 4 5 Change in Book Value/Recorded Investment 14 15 16 17 18
2 3 Book Value/ 8 9 10 1" 12 13 Book Value/
Recorded Current Recorded
Investment Year’s Other- Total Investment Foreign
Excluding Unrealized Current Than- Capitalized Change |Total Foreign| Excluding Exchange Realized Total
Accrued Valuation Year's Temporary Deferred in Exchange Accrued Gain Gain Gain
Loan Date Disposal Interest Increase/ [(Amortization)| Impairment | Interestand | Book Value | Change in Interest on Consid- (Loss) on (Loss) on (Loss) on
Loan Number City State Type Acquired Date Prior Year | (Decrease) | /Accretion | Recognized Other (8+9-10+11) | Book Value Disposal eration Disposal Disposal Disposal

RES000001505 ...
RES000001541 ...
RES000001542 ...
RES030000014

RES040000031

RES050000012

RES050000032 ...
RES050000060 ...
RES080000040 ...
RES100000003 ...
RES100000004 ...
RES100000005 ...
RES100000006 ...
RES100000007 ...
RES100000030
RES100000034
RES100000038
RES100000039 ...
RES100000044 ...
RES100000054 ...
RES100000057 ...
RES100000061 ...
RES100000062 ...
RES100000065 ...
RES100000066 ...
RES100000068
RES110000002
RES110000036
RES110000041
RES110000042

.. | ARLINGTON
.. |LITCHFIELD PARK .
.. |LITTLE ROCK .
. | OCEANO ...

. | LYNNOOD ...

.. | SEFFNER ...
.. | PALM BEACH GARDENS
. | EDGEWATER

.. | PONTE VEDRA .
.. |POOLER ...
.. | BROOKHAVEN
.. | GOOD HOPE
.. | ATLANTA
. | ATLANTA ...

. | PURCELLVILLE ..

BURBANK ...

.. |FORT LAUDERDALE ...
.. | MIAMI
. | LAKENOOD RANCH ..

LYNN HAVEN ..

01/31/2025
12/27/2024
01/31/2025

03/16/2024
03/26/2024
03/16/2024
02/28/2024
02/29/2024
02/26/2024
02/29/2024
03/01/2024

03/16/2024
03/16/2024
03/26/2024
03/26/2024
03/26/2024
03/26/2024
04/11/2024
04/11/2024

.02/27/2024 ..
.03/16/2024 ..
.02/29/2024 ..

.03/16/2024 ..
.03/16/2024 ..
.03/16/2024 ..

.04/11/2024 ..
.02/26/2024 ..
.03/16/2024 ..
.03/16/2024 ..
.03/16/2024 ..

652,566 |....
...205,543 |....
.. 110,109 |....
...920,999 |....
..212,324 |....
342,678 |....
189,730 |....
.. 263,621 |....
...245,733 |
.. 366,802 |.
.. 191,025 |.
337,856 |....
678,257 |....
166,790 |....
...313,575 |....
...451,904 |....
120,167 |....
,293,222 |....

0O 0O 0O 0O 0000000000000 O0O0O0O0O0O0O0O0O0O0O0ODO0OO0OODO0OO0OODO0OO0OOO0OOOOO0 O OO O O
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RES110000055 ... . 03/26/2024

RES160000033 ... . | LAKE PARK ... 03/16/2024

RES190000043 .. METAIRIE ... 03/16/2024

RES210000059 ... .. | PERRY HALL 03/26/2024

RES380000013 ... .. | JACKSONVILLE .. 02/23/2024

RES410000072 ... .| LANDRUM 04/11/2024

RES430000056 .. | HARROGATE .03/26/2024 ..

RES440000008 .. | MCKINNEY . .02/28/2024 ..

RES440000010 .. | CYPRESS .02/28/2024 ..

RES440000011 .| ROCKPORT .02/29/2024 ..

RES440000035 HOUSTON .03/16/2024 ..

RES440000049 ... EULESS ... 03/26/2024

RES440000050 ... ODESSA 03/26/2024

RES440000051 ... SUGAR LAND .. 03/26/2024

RES440000052 ... SAN ANTONIO . 03/26/2024

RES440000053 ... .. | MERCEDES ... 03/26/2024

RES440000070 ... .. | ROCKPORT . 04/11/2024

RES470000001 ... .. | ASHBURN ... 02/26/2024

RES470000058 ....o.veveeeiennens VIRGINIA BEACH .vvvverreriiriiriiniinen, 03/26/2024 0 0 0 0
0299999. Mortgages with partial repayments 1,638,631,089 498,581 0 0 498,581 0 20,408,097 20,408,097 0 0
0599999 - Totals 1,647,399, 458 646,911 0 0 646,911 0 28,758,273 28,758,273 0 0
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE BA - PART 2

Showing Other Long-Term Invested Assets ACQUIRED AND ADDITIONS MADE During the Current Quarter

1 2 Location 5 6 7 8 9 10 11 12 13
3 4 NAIC
Designation,
NAIC
Designation
Modifier
and
SVO Commitment
Admini- Date Type Actual Cost Additional for
CusIrP Name of Vendor strative Originally and at Time of Investment Made Amount of Additional Percentage of
Identification Name or Description City State or General Partner Symbol Acquired Strategy Acquisition After Acquisition Encumbrances Investment Ownership
46332¢-12-4 ......... Ironwood Mezzanine Fund IV-B LP ..........cceuviniineinieniieineineennnnns Wilmington wuvveeeveeeeiiieiiiieeiiieeeiees | DE.......... Ironwood Mezzanine Management IV LLC ....vvvenvveeneeveneenens Jounnnes 2.B ........ L 12/3172021 L e 2 [V P 152,416 [oouveneeneeneeneeeeeeenl0 [ 867,264 |.....cccun....... 3.540
1599999. Interests in Joint Ventures, Partnerships or Limited Liability Companies (Including Non-Registered Private Funds) - NAIC Designation Not Assigned by the SVO - Bonds - Unaﬁiliated 0 152,416 867,264 XXX
000000-00-0 . ..[HPC GPFS Equity Holdings LP ..cccooviiiiiiiiiiiiiiiiiieieiee | i, ...|HPC GPFS Equity Holdings LP ................. .. 10/22/2024 ... .... 1,314,350 ... 9,394,068 |... ...0.000
000000-00-0 . .|ECP Credit Strategies Fund - B, L.P Wilmington . .|ECP Credit Strategies Fund - B GP, LLC ..05/20/2024 ... ... 26,626,148 .. 12,421,788 |... ...0.000
1799999. Interests in Joint Ventures, Partnerships or Limited L|ab|l|ty Companies (Including Non-Registered Prlvate Funds) - Preferred Stocks - Unaffiliated 27,940,498 21,815,856 XXX
Blue Owl GP Stakes V US Investors LP (FKA Dyal V US Investors LP) Blue Owl GP Stakes V US Investors LP (FKA Dyal V US
000000-00-0 Newark | nvestors LP) oo ....05/19/2021 ... ....675,000 ....9,445,485 |... ... 1.290
000000-00-0 . Strategic Partners IX LP Wilmington . Strategic Partners Fund Solutions Associates IX LP ..09/30/2022 . . 2,333,058 |.. .. 12,503,449 0.016
000000-00-0 The Resolute Fund VI, LP . Wilmington . .|Resolute Fund Partners VI, LP ......cccccevvevnnnnnnnnes ...03/01/2024 ... .. 1,645,140 ... 8,986,022 |... ...0.219
1999999. Interests in Joint Ventures Partnerships or Limited L|ab|||ty Companies (Including Non-Registered anate Funds) - Common Stocks - Unaffiliated 0 4,653,198 30,934,956 XXX
000000-00-0 ......... |CRBH Bermuda Holdings ........oooovviiiiiiiiiiiiiiiiii |C|nc|nnat| ........................................... [0 |Augustar Life Insurance, C0. .........eeeeeeeeeeeeeeiiieeeeneiene |ooveiiiees weveeenns |oes 12/3172024 e e e [ 300,000 [..evvveeneiiiiiiiiiiiiinnnnes O [ PP 100.000
2099999. Interests in Joint Ventures, Partnerships or Limited Liability Companies (Including Non-Registered Private Funds) - Common Stocks - Affiliated 0 300,000 0 0 XXX
060505-GB~4 ......... BANK OF AMERICA CORP 4.375% Perpet. ..ooooiiiiiiiiiiiiiiiiiiie Direct 0172072022 .. [ e [ 5,000,000
064058-AJ-9 .........|BANK OF NEW YORK MELLON 3.700% Perpet. . ...10/26/2020 ... ...3,000,000 ... .0
808513-BJ-3 .........| CHARLES SCHIAB CORP 4.000% Perpet. ...12/08/2020 ... ... 2,000,000 |... 0.
808513-AR-6 ......... CHARLES SCHIAB CORP 5.000% Perpet. . .|Direct .... ...10/26/2017 ... ... 2,500,000 ... .0
172967-K-4 ......... CITIGROUP INC 7.584% Perpet. .|Direct .... ...01/15/2020 ... ... 1,000,000 |... 0.
172967-M-4 .........[CITIGROUP INC SERIES P 5.950% Perpet. ... .|Direct .... ...04/20/2015 ... .. 2,500,000 ... .0
316773-DB-3 .........[FIFTH THIRD BANCORP 4.500% Perpet. . Direct . 07/27/2020 2,000,000 .0 |
48128B-AG-6 . ..| JPMORGAN CHASE & CO 7.485% Perpet. Direct . 01/15/2020 3,000,000 0|
59156R-BT-4 .|METLIFE INC 5.875% Perpet. .. Direct . 03/20/2018 5,000,000 .0 |
59156R-CA-4 METLIFE INC 3.850% Perpet. .|Direct . 09/08/2020 6,502,500 .0
693475-A0-8 PNC FINANCIAL SERVICES GROUP 5.000% Perpet. .|Direct . ..05/16/2017 ... 1,537,500 .0 |
693475-BP-9 .........|PNC FINANCIAL SERVICES GROUP 6.250% Perpet. .|Direct .... ....02/02/2023 ... ...3,000,000 ... .0
693475-BC-8 .........|PNC FINANCIAL SERVICES GROUP 3.400% Perpet. .|Direct .... ....02/11/2022 ... ... 1,820,000 |... 0.
693475-BF-1 .........|PNC FINANCIAL SERVICES GROUP 6.200% Perpet. .|Direct .... ....08/16/2022 ... ... 2,000,000 ... .0
898320-AE-9 .........| TRUIST FIN CORP 4.950% Perpet. .|Direct .... ....05/27/2020 ... ... 1,000,000 |... 0.
902973-AZ-9 .........|US BANCORP 5.300% Perpet. .|Direct .... ....02/02/2017 ... ...3,000,000 ... .0
902973-BC-9 .. . | US BANCORP 3.700% Perpet. .|Direct .... ....02/11/2022 ... .. 2,797,500 |... 0.
949746-RN-3 WELLS FARGO & COMPANY SERIES U  5.875% Perpet Direct . ..01/15/2015 . 4,000,000 0|
064159-VJ-2 .| BANK OF NOVA SCOTIA 4.900% Perpet Direct . .. 1171072021 . 2,684,375 .0 |
251525-AN-1 .. . | DEUTSCHE BANK AG 7.500% Perpet. .| Direct .... ... 11/18/2014 ... ... 4,002,600 |... 0. .
2999999. Capltal Notes - Unaffiliated 58,344,475 2,684,375 0 0 XXX
000000-00-0 GDLC Feeder Fund L.P. Private Equity .| GDLC Feeder Fund LP ....12/31/2023 ... ....201,578 .0
000000-00-0 . .| IRONWOOD CAPITAL PARTNERS V Private Equity .. Ironwood Capital Partners V ... .. 12/31/2023 . .. 93,574 |.. .0 |
000000-00-0 . .[PineBridge Private Credit IIl Private Equity . ..{PineBridge Private Credit IIl Parallel ... 12/31/2023 ... .... 928,382 .0 .. .. 3,227,518 |...
4699999. ReS|duaI Tranches or Interests with Underlylng Assets Havmg Characteristics of Preferred Stock - Unaffiliated 0 1,223,534 0 4,873,926
03453A-AR-4 .. .. | Andromeda Funding LLC Subordinated-CLO Note  0.000% 01/15/24 ...... .| Santander ... ... 12/20/2024 ... ....875,000 0] 0
148288-AP-8 . ..|Cassiopeia Funding LLC Subordinated-CLO Note  0.000% 01/15/24 Santander 12/20/2024 0 . 1,312,500 |.. .0 | .0
685947-AP-8 .|0rion Funding LLC Subordinated-CLO Note  0.000% 01/15/24 . Santander .. 12/20/2024 .0 . 1,312,500 |.. 0| .0
03719A-AP-8 . .[Antlia Funding LLC Subordinated-CLO Note 0.000% 01/15/24 Santander . .. 12/20/2024 . .0 . 1,312,500 |.. .0 | 0
4999999. ReS|duaI Tranches or Interests with Underlying Assets Havmg Characterlstlcs of Common Stock - Affiliated 0 4,812,500 0 0
6899999. Total - Unaffiliated 58,344,475 36,654,021 0 58,492,002 XXX
6999999. Total - Affiliated 0 5,112,500 0 0 XXX
7099999 - Totals 58,344,475 41,766, 521 0 58,492,002 XXX
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1 2 Location 5 6 7 8 Change in Book/Adjusted Carrying Value 15 16 17 18 19 20
3 4 9 10 11 12 13 14
Book/ Current Book/
Adjusted Year's Total Total Adjusted
Carrying Current Other Change in| Foreign | Carrying
Value Year's Than Capital- Book/ [Exchange| Value Foreign
Less |Unrealized| (Depre- [Temporary| ized Adjusted [Changein| Less Exchange
Encum- | Valuation |ciation) or| Impair- | Deferred | Carrying Book/ Encum- Gain Realized Total
Date brances, | Increase/ | (Amorti- ment Interest Value Adjusted | brances (Loss) Gain Gain Invest-
cusip Name of Purchaser or Originally | Disposal Prior (De- zation)/ | Recog- and (9+10- | Carrying on Consid- on (Loss)on | (Loss)on |  ment
Identification Name or Description Nature of Disposal Acquired Date Year crease) [Accretion | nized Other 11+12) Value Disposal | eration | Disposal | Disposal | Disposal | Income
463324-12-4 ..... Ironwood Mezzanine Fund IV-B LP ............... Wilmington Capital Distribution .......cccoeeeeennnnns ....12/31/2021 ...|....03/28/2025 ...|........ 739,051 | [\ P [\ P [\ P [\ P [\ P 0].... 739,051 |....... 739,051 |..oevevennneens [\ P [\ P [\ P 0
1599999. Interests in Joint Ventures, Partnerships or Limited Liability Companies (Including Non-Registered Private Funds) - NAIC Designation Not
Assigned by the SVO - Bonds - Unaffiliated 739,051 739,051 739,051
000000-00-0 ..... ECP Credit Strategies Fund - B, L.P. ........ Wilmington ... .|Capital Distribution ....05/20/2024 ...|.... 02/28/2025 ...|....13,841,071 ... 13,841,071 |... 13,841,071 |...
000000-00-0 ..... ECP Credit Strategies Fund - B, L.P. .. |Wilmington .... . .| Capital Distribution .. ....05/20/2024 ...|.... 03/01/2025 ...[........946,305 [......oooee0 fovvvvevveennnnO | O e 0 o0 e 0 o 946,305 |....... 946,305 |...
1799999. Interests in Joint Ventures, Partnershlps or Limited Liability Companles (Including Non-Registered Private Funds) Preferred Stocks -
Unaffiliated 14,787,376 0 0 0 0 0 0| 14,787,376 | 14,787,376
Blue Oul GP Stakes V US Investors LP (FKA
000000-00-0 ..... Dyal V US Investors LP) ... .. |Newark .. DE.........|Capital Distribution ....05/19/2021 ...|....08/01/2025 ...|........ 146,502 |..........oeeel0 o0 [0 0 0 [0 e, 146,502 |....... 146,502 |...
000000-00-0 ..... Strategic Partners IX LP . . |Wilmington .... ..|Capital Distribution ....09/30/2022 ...|....01/17/2025 ...|........532,170 |...ooooeeeennnlO ool el 0 0 [0 e 532,170 |....... 532,170 |...
000000-00-0 ..... Clayton, Dubilier & Rice Fund XI1 LP ......... ... |Capital Distribution ....02/07/2024 ...|....02/19/2025 ...|........271,135 |l o0 O 0 0 [0 e 271,135 |....... 271,135 |...
000000-00-0 ..... Stepstone Captial Partners V LP Wilmington . . .|Capital Distribution .. ....07/05/2022 ...]....02/03/2025 ...|....... 145,993 [......coeeeeO Joviininnen O oo O 0 v 0 [0 e 145,993 |....... 145,993 |...
1999999. Interests in Joint Ventures, Partnershlps or Limited Liability Companles (Including Non-Registered Private Funds) - Common Stocks -
Unaffiliated 1,095,800 0 0 0 0 0 0 1,095,800 1,095,800 0 0 0 0
000000-00-0 ... [Voya Commercial Mor tgage Lending Fund LP ... [Wilmington ......ooooorerseorororens | .o [Capital Distribution »oovoooooeoeeeeereeeeens [....09/29/2023 ......01/30/2025 ... |.00onnv. 609,542 [...ovooornn 0 oo 0 oo 0 oo 0 oo 0 oo 0 [ 609,542 |....... 609,542 [ooorrernns 0 oo 0 oo 0 oo 0
2399999. Interests in Joint Ventures, Partnerships or Limited Liability Companies (Including Non-Registered Private Funds) - Mortgage Loans -
Unaffiliated 609, 542 0 0 0 0 0 0 609, 542 609, 542 0 0 0 0
172967-MK-4 ..... CITIGROUP INC 7.584% Perpet. ... LNl Cald 100.0000 ... ....01/16/2020 ...|....01/30/2025 ...|........794,000 |.....coeeeeennO fooeeenininnnnn0 o0 0 0 [0 e 794,000 |....... 794,000
172967-1K-4 ..... CITIGROUP INC 7.584% Perpet. ... JUP ....|Call 100.0000 ... woee |-...01/15/2020 ...|....01/30/2025 ...|. 0 ... U . U R 0 e 206,000 |....... 206,000 |... L0
48128B-AG-6 ..... JPMORGAN CHASE & CO 7.485% Perpet. ..o | eeeeeeeiie e e Call 100.0000 .....cevvnniiiiiininnnns ....01/15/2020 ...]....02/03/2025 ...|..... 3,000,000 [....ccvvvunnnns [V N [V [V [V [V 0 ]....3,000,000 |.... 3,000,000 [.....oovvvvnns 0
WELLS FARGO & COMPANY SERIES U  5.875%
949746-RN-3 ... Perpet. ..iiiiiiiiiiiiiiiiiiiiiiiiin | eeeeeieci s | CA......... BNP Paribas ......ccccoeeviiiiiinniiiiiiiinnnns ....01/15/2015 ...]....03/26/2025 ...|..... 3,174,000 |...cceeennnnn 0 i, 0 0 eeiiiiiinnns 0]....3,174,000 |.... 3,174,127 |........0e.... 0
2999999. Capital Notes - Unaffiliated 7,174,000 0 0 0 0 7,174,000 7,174,127 0
000000-00-0 ..... PineBridge Private Credit IIl Parallel LP .. |Wilmington .... ....|Capital Distribution ....00/22/2023 ...|....03/28/2026 ...|.........20,158 O ... 0. L0 0 0
000000-00-0 ..... GDLC Feeder Fund LP ......ccccouunnnnnnninnnnnnnne Wilmington .... .| Capital Distribution ...06/22/2023 ...|....02/27/2025 ...|.......... 6,622 0 0. L0 L0 L0
Crescent Direct Lending Fund |11 Note Feeder
000000-00-0 ..... . [Wilmington .... ....|Residual Accounting Adj .... ...01/29/2021 ...|....01/01/2025 ...|. 20 o0 0 (596,277)]... L0 ....0 [....... 59,277 |....... 59,277 |...
000000-00-0 ..... GDLC Feeder Fund LP .. . [Wilmington . .|Residual Accounting Adj . .01/01/2025 .. 0 . (67,888) .0 .0 .67,888 |........ 67,888
000000-00-0 ..... Ironwood Capital Partners V Feeder LP ....... [Wilmington . .|Residual Accounting Adj . .01/01/2025 .. 0 350,205 .0 .0 .(350,205)|. (350,205)
000000-00-0 ..... PineBridge Private Credit 111 Parallel LP .. [Wilmington . .|Residual Accounting Adj . . .01/01/2025 .. 0 . . 16,186 .0 .0 (16,186)|.......(16,186)
092611-AQ-7 ... BLACKROCK DLF [X 2020-1  0.000% 07/21/30 . . |Residual Accounting Adj . ...08/25/2020 ...|....01/01/2025 ...|. 0. . U R 435,171 |... 0. ...0[......(435,171)[...... (435,171))...
4699999. Residual Tranches or Interests with Underlylng Assets Having Characterlstlcs of Preferred Stock - Unaﬁlllated 137,307 0 0 0 137,397 0 0 (137,397) (137,397)
Andromeda Funding LLC Subordinated-CLO Note
03453A-AR-4 ..... 0.000% 01/15/24 .ovvveiiiiiiiiiiiiiiiiiiiiieiien | e Residual Accounting Adj ..........ccceennns ....12/20/2024 ...]....01/01/2025 ...]ccevuennnnnnns (VN F 496,738 [ovvvvvrnrnnnnns [V [V 0l...... 496,738 [ovvvvvrrrinnnns [V [V [V 0. (496,738)...... (496,738)|.vvvvvvvvnnnnns 0
Antlia Funding LLC Subordinated-CLO Note
03719A-AP-8 ..... 0.000% 01/15/24 . . |Residual Accounting Adj .... ... 12/20/2024 ...1....01/01/2025 ...|............... 0 | 391,650 |.... ...391,650 |... ...(391,650)]...... (391,650)]...
Cassiopeia Funding
148288-AP-8 ..... 0.000% 01/15/24 .ovvveiiiiiiiiiiiiiiiiiiinieiien | e Residual Accounting Adj ..........cccoeennns ....12/20/2024 ...]....01/01/2025 ... ccevunnnnnnnns (VN F 333,375 oo [V [V 0l...... 333,375 |oeeeeiieenns [V [V [V 0. (333,375)]...... (333,375)]. e 0
Orion Funding LLC Subordinated-CLO Note
685947-AP-8 ..... 0.000% 01/15/24 ..ovvvniiiiiiiiiiiiiiiiiiniiiies | eveeiiiiiiiiiiiii i eeins e e Residual Accounting Adj .... ...12/20/2024 ...|....01/01/2025 ...|. I 406,875 |.... Ol 00 o, 406,875 |... 0 . L0 (406,875)]...... (406,875)]...
4999999. Residual Tranches or Interests with Underlying Assets Having Characteristics of Common Stock - Affiliated 0 1,628,638 0 0 0 1,628,638 0 0 0 0| (1,628,638) (1,628,638) 0
6899999. Total - Unaffiliated 24,432,549 137,397 0 0 0 137,397 0] 24,432,549 | 24,432,676 0 (137,270) (137,270) 145,334
6999999. Total - Affiliated 0 1,628,638 0 0 0 1,628,638 0 0 0 0] (1,628,638)] (1,628,638) 0
7099999 - Totals 24,432,549 1,766,035 0 0 0 1,766,035 0] 24,432,549 | 24,432,676 0] (1,765,908)] (1,765,908) 145,334
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912810-UD-8 ......... US TREAS BOND TREASURIES  4.125% 08/15/44 .........eeuuuuuuuuunnnuiiiiiiisiinniinssnsnssissiinssnsennsnnnnnnnnns [oeeend 03/17/2025 ..... BNP Paribas ......ooooiiiiiiiiiii i e e s eees fouesssssssssssssssssssseessseeenees |oerrereerieiiieeeaees 76,395,000 [...ooeiiiiiiiiinnnnns 75,000,000
0019999999. Subtotal - Issuer Credit Obligations - U.S. Government Obligations (Exempt from RBC) 76,395,000 75,000,000
663903-LM-2 .........|NORTHEAST OH REGL SWR DIST ~ 3.300% 11/15/49 .. ...01/13/2025 .....[Tax Free Exchange .. 3,871,648 |. .. 3,820,000 |...
663903-LN-0 .........| NORTHEAST OH REGL SWR DIST  3.300% 11/15/49 .. ...01/13/2025 Tax Free Exchange 243,245 |. 240,000 |...

0049999999. Subtotal - Issuer Credit Obligations - Municipal Bonds - General Obligations (Direct and Guaranteed) 4,114,893 4,060,000

03

31428X-CS-3 ......... |FEDEX CORP 144A  4.100% 02/01/45 .... ...02/27/2025 .....[Tax Free Exchange 2,220,573 |ovieiiieiiiieenenn 2,000,000 |...

31428X-CT-1 . .. | FEDEX CORP 144A  4.750% 11/15/45 .... woo |......02/26/2025 Tax_Free Exchange O 8,200,247 |.eicvviiiiiiiiiennne 7,000,000 |...

0089999999 Subtotal - Issuer Credit Obligations - Corporate Bonds (Unaffiliated) 10,420,820 9,000,000

000000-00-0 .........[New Mountain Guardian IV PCF  6.600% 05/23/28 .. R 03/19/2025 ... Wells Fargo Securities . .... 11,060,000 |. .... 11,060,000 |... E ..
000000-00-0 . ..|MSIM Private Credit Facility 6.552% 07/13/29 .. 01/29/2025 .....|J P Morgan & Co .. . 11,483,333 |. . 11,483,333 |.

000000-00-0 . ..|Orion Infrastructure Capital NAV Loan 9.788% 02/09/27 02/25/2025 .....|Hunter Point ... 892,204 ..892,204 |.

000000-00-0 . ..| Gauge Capital Il NAV Loan 9.799% 02/09/27 02/12/2025 .....|Hunter Point 696,576 69,576 |.

000000-00-0 . ..| Gauge Capital I11 NAV Loan 9.79% 09/16/29 .. 01/22/2025 .....|Hunter Point ... ..928,022 |. ..928,022 |.

000000-00-0 . ..| Cerberus Revolving Prvt Credit Facility 6.552% 08/22/32 02/12/2025 . Societe Generale . .27 712,500 |. . 27,712,500 |.

000000-00-0 . ..| Cerberus DDTL Private Credit Facility 6.552% 08/22/32 ..... 01/21/2025 . Various ............ .30,225,000 | .30,225,000 |

E

E ..

E..

E ..

E ..
000000-00-0 . ..| Guggenheim PDF IV Private Credit Facility (USD) 6.870% 05/30/29 01/31/2025 . Wells Fargo Securities . . 45,386,739 |. . 45,386,739 |. E ..
000000-00-0 . ..| Guggenheim PDF 1V Private Credit Facility (GBP)  7.117% 05/30/29 01/09/2025 . Wells Fargo Securities . 1,187,538 E ..
000000-00-0 . ..| Guggenheim PDF IV Private Credit Facility (EUR) 5.124% 05/30/29 . 01/09/2025 . Wells Fargo Securities . 5,540,015 E ..
000000-00-0 . ..| GSAM Vintage IX A AB SR SEC TRM LOAN (SEC NAV)  6.849% 10/18/30 . 02/05/2025 . Societe General & Natixis 1,619,336 E ..
000000-00-0 . ..|GSAM Vintage IX A AB SNR SEC DDTL (SEC NAV)  6.849% 10/18/30 .. 03/28/2025 . Societe General & Natixis 498,998 E ..
000000-00-0 . ..| GSAM Vintage IX B AB SNR SEC TRM LN (SEC NAV)  6.949% 10/18/30 02/05/2025 . Societe General & Natixis 4,911,170 E ..
000000-00-0 . ..| GSAM Vintage IX B AB SNR SEC DDTL (SEC NAV)  6.949% 10/18/30 .. 02/05/2025 . Societe General & Natixis 3,026,250 E ..
000000-00-0 . ..| GSAM Vintage IX B2 AB SR SEC TRM LOAN (SEC NAV ~ 6.949% 10/18/30 . .......02/05/2025 . Societe General & Natixis ..988,430 |. E ..
000000-00-0 GSAM Vintage IX B2 AB SR SEC DDTL (SEC NAV) ~ 6.949% 10/18/30 ....oovvvvviriiiiiiiiiiiiiiiiiiiiiiiies o 02/05/2025 Societe General & Natixis ... ..326,706 |... E
000000-00-0 TCGL Finance Term Loan Cranemere Co-lInvest 10.303% 03/31/30 .......ccoiiiiiiiieiiiiiiiieiiiiiiiieeeeeee oo 03/28/2025 HUNEEr POTNT .. e s e e s nnne e e e s snnnns [eesenneessssnnnneeessssnnnneeenns Joessvenneesssssnenneees 1,200,000 | 7,200,000 |...
000000-00-0 . ..| TCGL Finance Term Loan Cranemere IMA 10.303% 03/31/30 ......... 03/28/2025 . Hunter Point ... 3,734,936 |.

000000-00-0 . ..| PROJECT NAVIGATOR-NAVIS FUND VI Il NAV LOAN [Sports Inv HIdg 10.579% 01/24/29
125110-AC-0 ......... 0CS8 Unitranche Partners SPV  6.900% 11/10/27
31614C-AB-2 ......... Fidelity Direct Lending Fund |  7.160% 02/25/29 ..
46604U-AB-2 . ..|Ares Ivy Hill XIX Pvt Credit 6.694% 09/10/29 .
.| Jefferies Credit Partners BDC ~ 6.986% 12/07/28

......02/24/2025 .
...... 02/12/2025
...... 03/28/2025
03/21/2025 .

Partners Group
J P Morgan & Co ..
J P Morgan & Co
J P Morgan & Co ..

1,333,333 |.
L 4,752,441 ...
2,255,000 ...
. 17,943,041 |.

,_

=

17043.041 |.

-

N N N N
mMmMTMTmMmmMmmMmoomoooeooomMMMooooom
OTNTITODOTNNNITITTII IO IO ONT

46657U-AB-8 . . 03/26/2025 . J P Morgan & Co .. . 15,491,667 |. . 15,491,667 |.

T847AT-AB-5 . .| Stone Point Capital TR B 6.760% 06/27/29 ... ......03/18/2025 .....|J P Morgan & Co .. ..6,270,588 |. ..6,270,588 |.

G7740M-AB-0 . [SOL I11 Credit Facility —6.652% 06/13/29 ....ccooiiiiiiiiiiiiiiiiiiiiiiii e [ 03/19/2025 ..... J P Morgan & Co R P .... 14,300,000 |. .... 14,300,000 |... L
0169999999 Subtotal Issuer Credit Obligations - Bonds Issued from SEC-Registered Business Development Corps, Closed End Funds & REITS (Unaffiliated) 229,763,823 229,763,823 0
0489999999. Total - Issuer Credit Obligations (Unaffiliated) 320,694,536 317,823,823 256,388
0499999999. Total - Issuer Credit Obligations (Affiliated) 0 0 0
0509999997. Total - Issuer Credit Obligations - Part 3 320,694,536 317,823,823 256,388
0509999998. Total - Issuer Credit Obligations - Part 5 XXX XXX XXX
0509999999. Total - Issuer Credit Obligations 320,694,536 317,823,823 256,388

3136AF-BT-0 ......... [FANNIE MAE 2013-72 YA 3.000% 06/25/83 .vvveveueeverserersesesesissesonoiessesesesicessonenenseseseseceeeeen [......02/01/2025 ..... [ Interest Capitalization ....ooocsseeeeeoioreiesssscseieteter s sseeeese st et s s sescesenen e seseee |

1039999999. Subtotal - Asset-Backed Securities - Financial Asset-Backed - Self-Liquidating - Agency Residential Mortgage Backed Securities - Not/Partially Guaranteed (Not Exempt from RBC

225740-AA-7 .........| CRESCENT DIRECT LENDING FD |11 NOTE ~ 5.000% 01/29/31 . 01/23/2025
362098-AA-9 . .| GDLC FEEDER FUND, L.P.  7.910% 07/01/31 ............ 03/25/2025 .
46331#-AA-7 . IRONIOOD CAPITAL PARTNERS V NOTE  5.000% 08/31/36 .. 03/26/2025 .
72305*-AA-9 . PineBridge Private Credit 111 Note A 7.563% 08/31/3; 03/26/2025 .
72305*-AB-7 .........|PineBridge Private Credit IIl Note B 8.813% 08/31/32 .

s/CBOs/CDOs (Unaffiliated)

1099999999. Subtotal - Asset-Backed Securities - Financial Asset Backed - Self-Liquidating - Non Agency CLO

03453A-AF-0 .........| Andromeda Funding LLC Class A CLO Note  5.952% 01/15/38 .....ceuiiruiiiiiiiiiiiiiiiiciiceeieeeieeeiees o 01/31/2025 Santander .

03453A-AH-6 . ..| Andromeda Funding LLC Class B CLO Note  6.202% 01/15/38 . 01/31/2025 . Santander .

03453A-AK-9 . ..| Andromeda Funding LLC Class C CLO Note 6.602% 01/15/38 . 01/31/2025 . Santander .

03453A-AN-5 . ..| Andromeda Funding LLC Class D CLO Note  8.302% 01/15/38 . 01/31/2025 . Santander .

03453A-AP-8 . .| Andromeda Funding LLC Class E CLO Note 11.802% 01/15/38 . ......01/31/2025 . Santander . , K ..875, K
03719A-AD-5 Antlia Funding LLC Class A CLO Note  5.952% 01/15/38 ......cceeeiiiiiiuuiiieiiiiiiiiiee e eiiees o 01/31/2025 ..... Santander ... ..10 500,000 |. .. 10,500,000 |...
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03719A-AF-0 Antlia Funding LLC Class B CLO Note  6.202% 01/15/38 .... R AP 01/31/2025 SANEANGET ettt e ettt e et e et e e e e e e e e e e e e e e e e nen e e e eennn e e e ernnn e e eeennnnaeeeennnnas reeennnnaeeeeennnnaaeeeennnnnaeeees Joernnnianreenns 3,500,000 [eeeeeeemnnneeeeens 3,500,000 |... 1.0 FE
03719A-AH-6 . ..|Antlia Funding LLC Class C CLO Note 6.602% 01/15/38 . 01/31/2025 . Santander . 1,968,750 1,968,750 1.G FE ..
03719A-AK-9 . ..|Antlia Funding LLC Class D CLO Note  8.302% 01/15/38 . 01/31/2025 . Santander . 1,531,250 |. 1,531,250 |. 2.CFE ..
03719A-AM-5 . ..|Antlia Funding LLC Class E CLO Note 11.802% 01/15/38 . 01/31/2025 . Santander . 1,312,500 |. 1,312,500 |. 3.CFE ..
148288-AD-5 . ..|Cassiopeia Funding LLC Class A CLO Note 5.952% 01/15/38 01/31/2025 . Santander . .10,500,000 |. .10,500,000 |. 1.B FE ..
148288-AF0 ........| Cassiopeia Funding LLC Class B OLO Note  6.202% 01/15/38 .. 01/31/2025 ... | Santander . 3,500,000 3,500,000 1.DFE ..
148288-AH-6 . ..|Cassiopeia Funding LLC Class C CLO Note 6.602% 01/15/38 .. ......01/31/2025 . Santander . 1,968,750 |. 1,968,750 |. 1.G FE ..
148288-AK-9 ......... Cassiopeia Funding LLC Class D CLO Note  8.302% 01/15/38 T R 01/31/2025 Santander .... 1,631,250 |. 1,631,250 |... 2.CFE
148288-AM-5 ......... Cassiopeia Funding LLC Class E CLO Note 11.802% 01/15/38 .. N - 01/31/2025 Santander .... 1,312,500 |. 1,312,500 |... 3.C FE
685947-AD-5 . ..|Orion Funding LLC Class A CLO Note 5.952% 01/15/38 ... 01/31/2025 . Santander . .10,500,000 |. .10,500,000 |. 1.BFE ..
685947-AF-0 . ..|Orion Funding LLC Class B CLO Note  6.202% 01/15/38 ......01/31/2025 . Santander . 3,500,000 |. 3,500,000 |. 1.DFE ..
685947-AH-6 ......... Orion Funding LLC Class C CLO Note  6.602% 01/15/38 .....ccovvveniiiiiiiiiiiiiiiiiiineeccvieeceviies feennd 01/31/2025 ..... 0T ) R 1,968,750 [..oovvvvenniiiiinnnnns 1,968,750 |... 1.6 FE
685947-AK-9 ......... Orion Funding LLC Class D CLO Note = 8.302% 01/15/38 .....ceieeermmieeieeineiieeeeeeeiee e eeeeene e eeeennn eeennd 01/31/2025 ..... Santander .... 1,531,250 |. 1,531,250 |... 2.CFE .oovennn
685947-AM-5 .........[Orion Funding LLC Class E CLO Note 11.802% 01/15/38 . Santander . I 1,312,500 |. 1,312,500 |... 3.CFE ...ooeu
1109999999. Subtotal Asset-Backed Securities - Flnan0|al Asset Backed - Self-Liquidating - Non Agency CLOs/CBOs/CDOs (Affiliated) 71,312,500 71,312,500
44571A-AA-2 .........|Hunter Point Capital GPFS Notes Class A-1  7.290% 10/22/36 K .|alterDomus ... A PR 2,431,693 |. 2,431,693 |...
44571A-AD-6 .........[Hunter Point Capital GPFS Notes Class B-1 9.040% 10/22/36 . . ..|alterDomus ... I 1,215,846 |. 1,215,846 |...
1119999999. Subtotal - Asset-Backed Securities - Financial Asset Backed - Self-Liquidating - Other Financial Asset-Backed Securities - Self-Liquidating (Unaffiliated) 3,647,539 3,647,539
1889999999. Total - Asset-Backed Securities (Unaffiliated) 9,021,426 9,921,426
1899999999. Total - Asset-Backed Securities (Affiliated) 71,312,500 71,312,500
1909999997. Total - Asset-Backed Securities - Part 3 81,233,926 81,233,926
1909999998. Total - Asset-Backed Securities - Part 5 XXX XXX
1909999999. Total - Asset-Backed Securities 81,233,926 81,233,926
2009999999. Total - Issuer Credit Obligations and Asset-Backed Securities 401,928,462 399,057,749 256,388 XXX
4509999997. Total - Preferred Stocks - Part 3 0 XXX 0 XXX
4509999998. Total - Preferred Stocks - Part 5 XXX XXX XXX XXX
4509999999. Total - Preferred Stocks 0 XXX 0 XXX
682156-10-4 ......... |0N FOREIGN HOLDINGS LLC ....iiiiiueuniiiiiuunniiiiiieninisiiissnsssirassnssssresnnsssssrnnnnnssssnrnnsnsssaennes  [oenees 03/31/2025 ..... Capital ContribUution iivveeiiiiiiiuiiiii it eei e s e r e e s e rera e s e rrrnineseres [seerersnnrerrrrenaenaarees 0.000 [ooiiiiiinnniiiiiiinnnns 1,000,000 J..evvenniiiiiiiiniiiiiiiiiniiiiies o [
5929999999. Subtotal - Common Stocks - Parent, Subsidiaries and Affiliates Other 1,000,000 XXX 0 XXX
5989999997. Total - Common Stocks - Part 3 1,000,000 XXX 0 XXX
5989999998. Total - Common Stocks - Part 5 XXX XXX XXX XXX
5989999999. Total - Common Stocks 1,000,000 XXX 0 XXX
5999999999. Total - Preferred and Common Stocks 1,000,000 XXX 0 XXX
6009999999 - Totals 402,928,462 XXX 256,388 XXX
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CANTON LEASE FINANCE TRUST-GSA US GOVT LEAS
..36235*-AB-7 |BACKED CERT ~ 4.730% 06/15/30 .... .. |- 03/15/2025 . [Redemption 100.0000 . 75,102 |l 75,102 [ooennnnnne 75,102 |............75,102 |.... .0 . 0 . 06/15/2030 . [1.A ........
..912810-TZ-1 |US TREAS BOND ~ 4.500% 02/15/44 .. . 03/10/2025 . | J P Morgan & Co .. 69,256,250 70,000,000 .68,272,461 |. 68,311,065 |. 0 0| 68,321,436 .034,814 |. , .. . 02/15/2044 . [1.A .
..912810-UD-8 |US TREAS BOND TREASURIES ~ 4.125% 08/15/44 .. (. 02/05/2025 . |BNP Paribas .... 46,296,875 .50,000,000 .46,562,500 |. 46,582,4% |. 0 0| 46,593,921 (297,046) |. (297,046) |.. 980,808 |. 08/15/2044 . |1.A .
..91282C-JJ-1 |US TREASURY N/B  4.500% 11/15/33 .. |- 01/30/2025 . | BNP Paribas . 100,070,313 100,000,000 102,886,719 |..... 102,664,173 |. .. (20,747) | 0 .0 |..... 102,643,426 . 2,573,114) |... (2,573,114) |.. 957,182 . 11/15/2033 . |1.A .
..912820-J2-5 |US TREASURY N/B  4.000% 02/15/34 .. .. . 02/05/2025 . | TD Securities . e i o 48,492,188 |....... 50,000,000 |....... 47,79%,875 |....... 47,930,113 |.... .. 17,843 |. 0. 0 s 47,947,956 ... 0 s 544,231 |....... 544,231 ...951,087 ). 02/15/2034 . [1.A ........
0019999999. Subtotal - Issuer Credit Obligations - U.S. Government Obligations (Exempt from
RBC) 264,190,728 270,075,102 265,593,657 265,562,948 0 18,893 0 18,893 0 265,581,841 0 (1,391,115) | (1,391,115) 4,673,510 XXX XXX

S04

COLORADO ST HSG FIN AUTH MF HS  3.400%
..19647P-BQ-5 | 11/01/45 ...
COLORADO ST 8509
L A9647P-BS-1 | 07/01/57 v . 03/01/2025 . [Various .........eeeeevuveeeeennninns Jooviineneeenniiiins foeniinnns 12,189 [.oeeeennn. 12,189 |t 12,189 |l 12,189 | 0 foreeeiiiinnns (U IO [ OO (U IO 0 foreeianns 12,189 [oeeeeeinns (U IO 0 foreeeieiinnns (U O 78 | 07/01/2057 . [1.A FE ....
DIST OF COLUMBIA HSG FIN AGY 2014-A A
.. 25477P-NF-8 | 3.875% 06/15/45
FLORIDA ST HSG FIN C

. 11/01/2045 . |1.A FE ...

. 03/31/2025 . |Redemption 100.0000 ....... ...10,843 ...10,843 |....

. 03/01/2025 . |Redemption 100.0000 ....... . 06/15/2045 . |1.B FE ....

.. 34074M-ND-9 |3.125% 07/01/37 evvveeeiiiiiiiieiiiiieee s . 03/31/2025 . |Redemption 100.0000 ....... . 07/01/2037 . |1.A FE ...
JERSEY CITY, NEW JERSEY CTL  3.600% 09/15/52

CATB59H-AR-9 | e . 03/15/2025 . | Various .......cceeevuvnnnnnnnnnnnnns fovvennnnnnnniininns foriin, 4,937 foeeeeenns 4,937 foeeiiennn 4,981 | 4,974 i 0 foreeeiiiinnns (U IO 0 forreeieiinnns (U IO 0 foreiiianns 4,974 | 0 foreeinnns (B7) e (610 TR 30 |. 09/15/2052 . [1.E ........
KENT OH ST UNIV REVENUES HIGHER EDUCATION

..490728-C3-4 13.333% 05/01/40 .ooevvvviiieiiiiiiie i . 03/06/2025 . [Call 84.8150 .uvviiiiiiit [ [ 1,403,688 |........ 1,655,000 |........ 1,655,000 |........ 1,655,000 |....ooeeennnnns 0 foreeeiiiinnns (U IO 0 forreeieiinnns (U IO 0 foueeees 1,655,000 [o.oeeeeennnnns (U IO 0 foreeeieiinnns [V PO (232,159) |. 05/01/2040 . |1.D FE ....
MARYLAND ST CMNTY DEV ADMIN DE ~ 3.750%

L.STA19R-M2-8 | 03/01/59 e . 03/01/2025 . | Various ....9,583 ....9,503 |............. 9,503 |.... .0 .0 . .0 . .9,593 |.. ....60 . 03/01/2059 . |1.A FE ....

..604160-GV-0 | MINNESOTA ST HSG FIN AGY ~ 3.200% 06/01/47 . |. 03/01/2025 . |Redemption 100.0000 . ....8,738 ...8,738 |eeiel.... 8,738 | .0 | .0 | .0 . 8,738 |.. ....60 . 06/01/2047 . |1.A FE ....
MINNESOTA ST HSG FIN AGY SINGLE FAMILY HSG

..60416Q-HR-8 |3.230% 08/01/49 .....coeumiiiiiiiiiiies . 03/01/2025 . |Redemption 100.0000 ...18,070 ...18,070 |............ 18,070 |.... .0 | .0 |. ...0 [ ....60 |. 08/01/2049 .|1.A FE ..

..60416T-RS-9 | MINNESOTA ST HSG FIN AGY ~ 4.707% 07/01/41 . |. 02/01/2025 . | Redemption 100.0000 . 15,000 15,000 |. 15,000 .0 | 0 0 375 |. 07/01/2041 . |1.B FE ....

..60416T-ST-6 | MINNESOTA ST HSG FIN AGY ~ 4.825% 07/01/37 . |. 01/02/2025 . |Redemption 100.0000 . 30,000 30,000 |. 30,000 .0 | 0 0 724 . 07/01/2037 .|1.B FE ....

..60416T-SU-3 | MINNESOTA ST HSG FIN AGY ~ 4.947% 01/01/39 . |. 01/02/2025 . | Redemption 100.0000 . 25,000 25,000 |. 25,000 |. .0 | 0 0 . 01/01/2039 . [1.B FE ..

..60416T-8V-1 | MINNESOTA ST HSG FIN AGY ~ 4.337% 01/01/47 . |. 01/02/2025 . |Redemption 100.0000 140,000 .. 140,000 |.... .0 | .0 | .0 . . 01/01/2047 . |1.B FE .
NATIONAL FIN AUTH NH FEDERAL L 3.278%

..63607V-AB-2 | 10/01/37 .erereeeiiiiiieeeeee . 01/01/2025 . [Various .........cceeeiuveeeeeeecins Jooviiiieeeeeeiiies Joeeeiiins 30,000 |............ 30,000 |..eeeeeens 30,362 |............ 30,201 |, 0 foreiieiniis (O IR 0 foreiiiiinis (O IR 0 foeeeennns 30,201 [, 0 foeeennns (201) e (201) fereeaiiniiiees 246 |. 10/01/2037 .|2.B FE ...
NATIONAL FIN AUTH NH FEDERAL L 3.176%

..63607V-AC-0 | 01/01/36 ..eeveeenniiiiiieceiee e . 01/01/2025 . [Various .........cceeeeueeeeeencins Joeviiiieeeeeeiiies oo 35,000 |............ 35,000 |............ 35,170 |.uveeeenn. 35,132 [oveeeeennis 0 foreiieiniis (O IR 0 foreiiiiinis (O IR 0 foeeeennns 35,132 [, 0 foeeennns (182) [ouvrraeens (G573 278 |. 01/01/2036 .|2.B FE ....
NEW MEXICO ST MTGE FIN AUTH  2.980% 08/01/38

B47200-5U-4 | eeiiii . 03/01/2025 . |Redemption 100.0000 ..oooes feurieiiiiiiiies et 23,804 |l 23,804 |............ 23,804 |............ 23,804 |..oneeeennn. 0 foreiieiniis (O IR 0 foreiiiiinis (O IR 0 foeeeennns 23,804 |..oeeeennn. [ IR [V OSTR 0 [, 118 |. 08/01/2038 . |1.A FE ...
NORTHEAST OH REGL SWR DIST ~ 3.300% 11/15/49

.B663903-KU-5 | eveeiiiiiie e . 01/13/2025 . [ Tax Free Exchange ........ccccoes |oeniiieieinniiiis e 4,093,307 |........ 4,060,000 |........ 4,107,637 |........ 4,093,519 |...ocoeennnns 0 foeeeennns (212) ferreeaeennns 0 [ (212) ferreraennns 0 foeeees 4,093,307 |.eurieennns [ IR [V O, [V IO 21,586 |. 11/15/2049 . [1.B FE ....
SOUTH CAROLINA HOUSING 2015 SERIES A2 TAXABLE

..837120-UH-7 |4.000% 07/01/87 .evvvveieiiiiiieceiiie, . 01/01/2025 . | Redemption 100.0000 ..oooes feurieiiiiiiiies et 30,000 |............ 30,000 |..eeeeeens 31,182 |, IUN: N R 0 foreiieiniis (O IR 0 foreiiiiinis (O IR 0 foeeeennns 30,088 |..coeuniieeens [V IO [(5:)) IO [€3:) ) R, 600 |.07/01/2037 . [1.A FE ....

TX DEPT OF HSG & COMM AFFAIRS ~ 3.180%
..88275F-NX-3 108/01/39 ... . 03/01/2025 . |Redemption 100.0000 .

. R . 03/01/2039 .
..92812V-MA-1 | VIRGINIA ST HSG DEV AUTH 3.125% 11/25/39 .. |. 03/01/2025 . | Redemption 100.0000 . ..

| 11/25/2030 . [1.A FE ...

@
.
m

0049999999. Subtotal - Issuer Credit Obligations - Municipal Bonds - General Obligations (Direct

and Guaranteed) 6,197,413 6,415,418 6,464,763 6,449,455 0 (212) 0 (212) 0 6,449,243 0 (518) (518) (203,526) XXX XXX
FISHERS LANE ASSOC LLC US GOVT LEASE BACKED
..33803W-AA-7 | CERT ~ 3.666% 08/05/30 .......eevverrnnrnnenannnn . 03/05/2025 . |Redemption 100.0000 ..ooee forreeeieiiiiiinens i 102,562 |........... 102,562 |........... 104,320 |.......... 103,060 |........ce.nn. 0 forreeeiinns ()] FEPURTRN 0 forreeeiinnns () FEPPRTRIN 0 foreeeenns 103,051 Joeevieeennns [V IO (489) [..vvveennn (489) [ovvreeiniiinns 627 . 08/05/2030 . |1.A ........
HAWAT1 HOUSING 2013 SERIES A 2.600%
LA19818-HI-4 | 07/01/37 v . 03/01/2025 . |Redemption 100.0000 ..ooee forreeiieiiiiiiiiins Lo 14,530 [ooeeennns 14,530 |oooinenns 13,468 |............ 13,873 | 0 forreieiiinnns [ IO 0 forreeiiiinnns [ IO 0 forreeians 13,876 [oeeeeennnns 0 foreeinnns 654 |...ciieenn (S N 63 |. 07/01/2037 . (1.B FE ....
KEENAN DEV ASSOC OF TN 144A TAX LEASE REV BND
..48730P-AB-6 | SER2002  8.000% 07/15/28 .......cvvvvviernnnns . 01/15/2025 . [Various .........cooeeviveireniiiins fovnnnineeenniiiens foeninnns 518,917 |....ceees 518,917 [........... 518,917 |ocvveeis 518,917 |ooeiiiinnnn. 0 forreieiiinnns (U IO 0 forreeiiiinnns (U IO 0 foeeeenns 518,917 [.vveeeeenns (U IO 0 forreeieiinins [V IO 20,757 |. 07/15/2028 . (1.D FE ....

US ARMY HOSP CASH MGMT FUND SENIOR SECURED
..911551-AA-7 | NOTES 2002-1 7.467% 05/01/32 .....eeveennnnnns . 03/01/2025 . [Various ......cceeeeiiiuerieiiiiiins Jooviiieiiiiiiiiies Joeeiinnns 60,649 |........... 60,649 |............ 60,649 |............ 60,649 |............... [V [V PPN [V [V PPN 0 foeeeennn. 60,649 |............... [V PPN [V 0 foeeeiiiiiins 756 |. 05/01/2032 . ]1.C ........
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0059999999. Subtotal - Issuer Credit Obligations - Municipal Bonds - Special Revenues 696,658 696,658 697,354 696,499 0 (5) 0 (5) 0 696,493 0 165 165 22,203 XXX XXX
Partners Group Projct Bonhomme Hybrid Line
. 000000-00-0 |(Terra A LP)  6.735% 10/09/27 ................. . 03/31/2025 . | Redemption 100.0000 ...oeew founmmmniiiiiiiiiiinn oo 9,001,476 |........ 9,001,476 |........ 9,001,476 |........ 9,001,476 |........eeeee. [V (VR [V (VR [V R 9,091,476 |....cccennnnnns (VO [V [V 1,341,578 |. 10/09/2027 . |1.G FE ....
AZ ROMULUS MI LANDLORD LLC ~ 3.497% 10/31/38
.001828-AA-6 | .eevveeiiiiiiiiiiiiie . 03/31/2025 . | Redemption 100.0000 ...oeen founmminiiiiiiiiis oo 53,998 |............ 53,998 |.....oeeenn. 53,998 |............ 53,998 [.....evvvnnnnee [V (VR [V (VR [V R 53,998 [...ccceeiinnns (VO [V [V 315 |. 10/31/2038 . [1.D ........
AZ RANDALL OH LANDLORD LLC ~ 3.610% 03/31/39
L00184*-AA-6 | .eeeeiiiiiiiiiii . 03/31/2025 . | Redemption 100.0000 ...oeee founemnniiiiiiiiis oo 53,561 |........... 53,561 |......eeeee 53,561 |............ 53,561 |...cceeeeennns [V (VR [V (VR [V R 53,561 [.occeeeiiinnns (VO [V [V 323 |. 03/31/2039 . |1.D ........
AMZN (Euclid OH) CTL Pass-Thru CTL - LEASE
..00184@-AA-4 | BACKED NOTES ~ 4.095% 07/31/39 ... .. |- 03/31/2025 . | Redemption 100.0000 ....... . 07/31/2039 . (1.D ........
AMZN (Tucson AZ) CTL Pass-Thru CTI
..00191#-AA-3 | BACKED NOTES ~ 4.095% 08/31/39 . |- 03/31/2025 . | Redemption 100.0000 . . 08/31/2039 . (1.D ........

..00287Y-CX-5 | ABBVIE INC ~ 3.800% 03/15/25 ... . 03/15/2025 . |2.C FE ....

.. |- 03/15/2025 . |Maturity
AMAZON SAN BERNARDINO CA CTL PASS-THRU TRUST

..00910G-A*-4 | SER A-1A  4.533% 03/10/41 .....ooeveiiinnnnnnn . 03/10/2025 . |Redemption 100.0000 ..oeee forrieeniiiiiiiiiies i 17,056 |.....eo.en. 17,056 |.ooecenene 17,056 |............ 17,056 [ooveeeeennnns 0 foreeeiiiinnns (U IO 0 forreeieiinnns (U IO 0 foreeianns 17,056 [ooeeeeennnnnes (U IO 0 foreeeieiinnns [V FOPO 129 |. 03/1072041 . [1.E ........
AMERICAN AIRLINES 2019-1AA PTT  3.150%

..02377L-AA-2 | 0B/15/33 oot . 02/15/2025 . |Redemption 100.0000 ..oeee forremeieiiiiiiiiies Lo 81,431 [ 81,431 [.oeeinn. 81,431 |..eeee. 81,431 | 0 foreeeiiiinnns (U IO [ OO (U IO 0 foreeianns 81,431 | (U IO 0 foreeeieiinnns [ PP 1,283 . 08/15/2033 . |1.F FE ....
BPHQ 2017 CTL PASS-THROUGH TRU CTL  3.540%

..05590#-AA-9 | 11/15/32 oo . 03/15/2025 . |Redemption 100.0000 ..oeee forreeeieiiiiiiiies Lo 61,111 | 61,111 |l 61,111 [ 61,111 [, 0 foreeeiiiinnns (U IO 0 forreeieiinnns (U IO 0 foreeianns 61,111 [t (U IO 0 foreeeieiinnns [V FOPO 361 [. 11/15/2032 . |1.F ........
BRITISH AIR 18-1 AA PTT 144A  3.800%

L A1042T-AA-1 109/20/31 oo . 03/20/2025 . |Redemption 100.0000 ..ooee forreeeieiiiiiinens i 104,620 |...........104,620 |...........104,620 |........... 104,620 |......oeeeenn. 0 foreeeiiiinnns (U IO 0 forreeieiinnns (U IO L O {1 | | e | ) RO . 09/20/2031 . |1.D FE ....
BRITISH AIR 19-1 AA PTT 144A  3.300%

L A1043X-AR-1 | 12/15/32 i . 03/15/2025 . | Various ... 74,896 ... 74,8% |.... . 12/15/2032 . |1.D FE

1.
. 06/01/2025 . |2.A FE ....

..198280-AF-6 | COLUMBIA PIPELINE GROUP ~ 4.500% 06/01/25 ... |. 03/24/2025 . |Cal | 100.0000 ...
BGS BNSF CTL - Series 2015-1 PT  4.070%
..22070%-AA-8 | 05/15/34 ..eevviiiiiii . 03/15/2025 . [Various .......ceceeeiueeeeeeicins Jeniiiieeeeeeiies foeeeiiins 28,317 | 23,317 |oeeeeeenn. 23,317 |oreeeenn. 23,317 |, 0 foreiieiniis (O IR 0 foreiiiiinis (O IR 0 foeeeennns , . 05/15/2034 . |1.D PL ....
DAIRYLAND POWER COOPERATIVE ~ 3.420% 03/30/43
. 283890-AA-0 | iiiiii . 03/31/2025 . |Redemption 100.0000 .
..24736X-AA-6 | DELTA AIRLINES 2015-1 AA  3.625% 07/30/27 . |. 01/30/2025 . |Various ...

. 3,000,000 .2,99,408 |....

. 03/30/2043 . |1
. 07/30/2027 . |1.F FE ...
2.

. 87,663

..24736Y-AA-4 | DELTA AIRLINES 2015-1 A 3.875% 07/30/27 ... |. 01/30/2025 . |Various . .. 175,326 ..175,326 177,718 | . 176,161 . 176,136 . 07/30/2027 . 2.8 FE .
ENTERPRISE PRODUCTS OPERATING ~ 6.125%

..20379V-AG-8 | 10/15/39 ..oooueiiiiiii s . 03/26/2025 . [J P Morgan & Co .eooevennniieneeie Jeniiiieeeeeiins e 2,624,500 |........ 2,500,000 |........ 2,746,175 |........ 2,722,464 |............... 0 foeenes (2,382) |euvveeaennnns 0 foeeees (2,382) |euvreeaennns 0 foeeees 2,720,123 . 10/15/2039 . [1.G FE ...
ENTERPRISE PRODUCTS OPERATING ~ 3.750%

.. 20379V-BE-2 | 02/15/25 ..eeviiiiiiiiii e . 02/15/2025 . [Maturity ......oooooiiiiiiiiiiiiiis s | 1,000,000 |........ 1,000,000 |........ 1,007,590 |........ 1,000,000 |............... 0 foreiieiniis (O IR 0 foreiiiiinis (O IR 0 foeeees 1,000,000 . 02/15/2025 . |1.G FE ...
FLNG LIQUEFACTION 2 LLC SENIOR SECURED NOTE!

..30288*-AA-8 | 4.540% 03/31/38 .. |- 03/31/2025 . | Various 103,500 103,500 |...........103,500 |.... K .0 [ ....108,500 |.. . 03/31/2038 . |2.B FE ....

..31428X-BB-1 | FEDEX CORP  4.100% 02/01/45 . 02/27/2025 . [ Tax Free Exchange ..2,000,000 ..2,241,100 |. .2,215,832 |. (1,181) . 0 .2,214,651 . 02/01/2045 . |2.B FE ....

..31428X-BE-5 |FEDEX CORP  4.750% 11/15/45 ... . |- 02/26/2025 . [Various .........ccceeeeeeeeeeniiins fooniiieeeeeniiiens |-nnnn.8,124,463 |l 7,000,000 |........ 8,215,920 |........ ....(5,749) |. 0 e 8,106,963 |.. . 11/15/2045 . [2.B FE .
FLNG LIQUEFACTION 2 LLC 144A  4.125%

.. 33072P-AA-T | 03/31/38 oo . 03/31/2025 . |Redemption 100.0000 ..oooes feurieiiiiiiiies et 38,400 |............ 38,400 |............ 38,400 |............ 38,400 |.eureeennnn. 0 foreiieiniis (O IR 0 foreiiiiinis (O IR 0 foeeeennns 38,400 |....ccenneeens [ IR [V OSTR 0 [, 792 |. 03/31/2038 .|2.B FE ...
FLORIDA PIPELINE HOLDINGS LLC ~ 2.920%

..341070-AA-7 | 08/15/38 ooeeeniiiiiee e . 02/15/2025 . |Redemption 100.0000 ..oooe feuremieeiiin el 104,413 |........... 104,413 |.......... 104,413 |........... 104,413 ..o 0 foreiieiniis (O IR 0 foreiiiiinis (O IR 0 [ 104,413 |, [ IR [V OSTR [ PR 1,524 |. 08/15/2038 . |2.B PL ....
| 595 EXPRESS LLC SR SECURED NOTES DUE 2031

.. 44919%-AC-2 |8.310% 12/31/31 oooiriiiiiiis . 03/31/2025 . [Various .........ceeeeiueeieeieniinns foonniiieeeeeiiiins e 120,782 |........... 120,782 |........... 129,782 |........... 129,782 |...ooeeenns 0 foreiieiniis (O IR 0 foreiiiiinis (O IR 0 [ 129,782 |oeeiieeeen. [ IR [V OSTR [ PR 1,074 (. 12/31/2031 . |1.F PL ...
JRD HOLDINGS SECURED TRUST CTL  3.620%

LA466710-AA-7 | 01/15/41 oo . 03/15/2025 . [Various .........cceeevueeeeeeeciins fooniieneeeeiiiiens oo 2,780 foeeeeennns 2,730 | 2,730 |oeeeeiinens 2,730 [eeeeieiianns 0 foreiieiniis (O IR 0 foreiiiiinis (O IR 0 [ 2,780 |oeeeeiiiieens [ IR [V OSTR (O O 16 |. 01/15/2041 . |2.B ........
KKR CORE HOLDING COMPANY LLC SENIOR SECURED

..48255K-AA-4 |NOTES ~ 4.000% 08/12/31 .......coeeurniiiirnnnns . 03/25/2025 . [Various .........cceeeeueeeeeeiiiins Joeniiiiieeeeeiiies feeeiis 32,017 oo 32,017 |oeeeeeeen. 32,017 |oeeeeeen. 32,017 |, 0 foreiieiniis (O IR 0 foreiiiiinis (O IR 0 foeeeennns 32,017 | [ IR [V OSTR 0 [, 783 |. 08/12/2031 .|2.B PL ....
MAPLELEAF MIDSTREAM INVESTMENT SENIOR NOTE

..56540#-AA-3 | 4.560% 09/30/25 .....evviiiiiiiiiiiie e . 01/05/2025 . |Redemption 100.0000 . ..201,000 .... 201,000 ... 201,000 |.... ... 201,000 |.. . 09/30/2025 . [4.C PL ..

..571748-AX-0 | MARSH & MCLENNAN COS INC ~ 3.500% 03/10/25 .. |. 03/10/2025 . |Maturity . 2,000,000 ..2,000,000 . 1,999,871 .2,000,000 . 03/10/2025 . |1.G FE .

..590480-AA-6 | MESA AIRLINES 2015-1 A 4.750% 07/15/29 .... |. 01/15/2025 . | Various .. 248,824 . . . . 07/15/2029 . [1.G PL .

..615369-AS-4 | MOODYS CORPORATION  3.750% 03/24/25 .......... . 03/24/2025 . [Maturity .. - 1,000,000 . 03/24/2025 . [2.A FE .
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[ACIE

MORONGO BAND OF MISSION INDIAN SENIOR SECUREL

..617734-A@-7 |NOTES  5.460% 03/28/29 .. |- 03/28/2025 . | Redemption 100.0000 . ..201,643 201,643 201,643 |...........201,643 |.... ....201,643 |.. ..5,505 |. 03/28/2029 . [2.C FE ..

..680665-AJ-5 |OLIN CORP  5.125% 09/15/27 . .. |- 03/31/2025 . |Cal | 100.0000 . 2,000,000 ..2,000,000 ..1,977,500 |. 21,002,421 |. . 1,993,063 .55,806 |. 09/15/2027 . 3.A FE ..

..709599-AZ-7 | PENSKE TRUCK LEASING 144A  3.950% 03/10/25 [. 03/10/2025 . |Maturity .. .. 1,650,000 .. 1,650,000 1,643,598 |. .1,649,805 |.. .1,650,000 .32,588 |. 03/10/2025 . {2.B FE ..
GSAM Skyline 2024 PEV HOLDINGS 1067 AB LLC

..716858-AA-9 | 7.205% 09/23/31 ..oooviiiiiiiiiiiiiiee e . 03/27/2025 . [Various ......cceeeeeiuvviiieniniin foovnnnineeeniiiins foeeens 5,722,402 |........ 5,722,402 |........ 5,665,178 |........ 5,866,970 [....oooiiinnn0 e 1,531 o0 e 1531 0 5,668,501 [.....ccounnnns (U PO 53,902 |......... 53,902 |.......... 116,688 . 09/23/2031 . |1.F PL ...
LAS VEGAS RAIDERS LEASE-COLLATERALIZED PT

..750731-AA-9 | CERTS ~ 3.744% 02/10/49 ....cevvvviieiniiiienns . 03/10/2025 . [Various .........cceeeiuveireeniniinn Jooniiieneeenniiiins foeniinnns 18,062 |............ 18,062 |............ 18,062 |............ 18,062 [..eoeeeennnes 0 foreeeiiiinnns (U IO [ OO (U IO 0 foreeianns 18,062 [oooeeeennnnns (U IO 0 foreeeieiinnns [V PO 120 |. 02/10/2049 . [2.A ........
SOUTH TEXAS ELECTRIC COOP SERIES A 5.410%

..84055*-AA-6 | 01/01/28 ..oovveeniiiiiiieii . 01/01/2025 . | Redemption 100.0000 ....... 235,204 235,204 |.... ..6,365 |. 01/01/2028 . |1.F ........

..848581I-AA-4 | SPIRIT AIRLINES 2017-1AA  3.375% 02/15/30 . |. 02/15/2025 . |Redemption 100.0000 ....... ..2,039 |. 02/15/2030 . |3.A FE ....

TENASKA GEORGIA PARTNERS SENIOR SECURED BOND

120,830 ... 121,01

..88031J-AB-2 |9.500% 02/01/30 ..eoveeiniiiiiiiiiiiiieeces . 02/01/2025 . |Redemption 100.0000 . 165,008 |.... . 02/01/2030 . |2.A FE ....
..90931L-AA-6 | UNITED AIR 2016-1 AA PTT  3.100% 07/07/28 . |. 01/07/2025 . |Redemption 100.0000 . 26,371 . 07/07/2028 . |1.F FE ...
..909320-AA-4 | UNITED AIR 2014-2 A PTT  3.750% 09/03/26 ... |. 03/03/2025 . | Various ...80,890 |.... . 09/03/2026 . |1.F FE .

VA CMNHLTH UNIV HEALTH SYS CTL  3.008%
..92778*-AA-5 | 09/15/49 ...

. . 09/15/2049 . [1.A ........
VISTA RIDGE LLC SENIOR SECURED NOTES ~ 2.57(

. 03/17/2025 . |Redemption 100.0000

0%

..02838@-AA-1 | 10/14/49 .. |- 03/31/2025 . | Redemption 100.0000 , . 10/14/2049 . [1.F PL ..

..00908P-AA-5 | AIR CANADA 2017-1AA  3.300% 01/15/30 . 01/15/2025 . | Redemption 100.0000 . 71,593 . 01/15/2030 . [1.C FE ..

..00908P-AB-3 | AIR CANADA 2017-1A  3.550% 01/15/30 . . 01/15/2025 . | Redemption 100.0000 . , , , K , K 64,000 . 01/15/2030 . [1.F FE ..

..009090-AA-9 | AIR CANADA 2015-1A  3.600% 03/15/27 .... . 03/15/2025 . | Various ... .. 144,747 .. 144,747 .. 146,436 |. .. 145,236 |. .145,189 . 03/15/2027 . [1.F FE ..

..136385-AV-3 | CANADIAN NATL RESOURCES ~ 3.900% 02/01/25 ... . 02/01/2025 . |Maturity .. . 2,500,000 ..2,500,000 ..2,542,905 |. .2,500,000 |. .2,500,000 . 02/01/2025 . 2.A FE ..

..00802#-AA-4 | AEROSTAR AIRPORT HLDG LLC  5.750% 03/22/35 |. 03/22/2025 . |Redemption 100.0000 . 37,346 37,346 37,346 | 37,346 | . 03/22/2035 . [2.A FE ..

..03744A-AA-0 | AP ORYX HOLDINGS LTD ~ 6.100% 09/08/43 ....... . 03/14/2025 . | Redemption 100.0000 .. 47,276 47,276 47,276 |. 47,276 |.. . 09/08/2043 . (2.B PL ..
AUSTRALIA PACIFIC LNG PROC PTY SENIOR SECURED

..05256L-AB-9 |NOTE ~ 4.820% 09/30/30 ......oevvvvvvvrvrinnnnnnns . 03/31/2025 . | Redemption 100.0000 ...even founmmmiiiiiiiin o 93,333 [oeennnnnee 93,333 |oieeiiienns 93,333 [oevvennnee 93,333 [oeviiiiiinnnne [V (VR [V (VR [V R 93,333 . 09/30/2030 . (2.B FE ....
AUSTRALIA PACIFIC LNG PROC PTY SENIOR SECURED

..05256L-AC-7 |NOTES  4.850% 09/30/30 .......cceevvriennnnnnnns . 03/31/2025 . | Redemption 100.0000 ...eeee founmminiiiiiiiiiiis oo 20,000 f...oeennnee. 20,000 |............ 20,000 |..eceevennns 20,000 |.eeveerinnnnns [V (VR [V (VR [V R 20,000 . 09/30/2030 . (2.B FE ....
AUTO METRO PUERTO RICO AUTOPISTAS LLC 144A

..05330K-AA-3 |6.750% 06/30/35 .....eevvvviiiiiiiiiiiiiiiiiiiiiees . 03/31/2025 . | Redemption 100.0000 . . 06/30/2035 . 2.B FE ....

..22550L-2L-4 | CREDIT SUISSE NEW YORK  7.950% 01/09/25 .... . 01/09/2025 . |Maturity . 01/09/2025 . [1.E FE .
AP Grange Holding LLC Senior Secured Notes

..G2964#-AA-7 |Tranche A 6.500% 03/20/45 ...........evvvvnnne . 03/20/2025 . | Redemption 100.0000 ...ovvn fornnmniiiiiiii oo 92,390 |............ 92,390 |oeevrrrnnns 92,390 [oevvnnnnnen 92,390 [ovviiininnnns 0 e (VO 0 | (VO 0 s 92,390 . 03/20/2045 . [2.A PL ....
NASSAU AIRPORT DEVELOPMENT CO  7.000%

LPT077@-AF-1 | 11/30/33 oooieiiiiiiiii . 03/31/2025 . | Various .......cceeevuvvnnnnnnnnnnnns forveennnnnnnnnnninns fovinnn 106,000 |.......... 105,000 |.......... 105,000 |.......... 105,000 [oevvvvvvnnnns 0 e (VO 0 | (VO 0 eeeeenn 105,000 . 11/30/2033 . [3.A PL ....
AQUASURE PTY LTD SERIES 2018A  4.320%

..Q0458*-AF-6 | 01/12/34 .oovvveiiiiiiiiiiiiiieiie . 01/12/2025 . | Redemption 100.0000 ....owe fooviiiiiiiiiiiiiiies foreiinn 4,704 )........... 4,704 |............ 4,704 | 4,704 oo 0 Joeeeeeiieenns [ 0 Joeeeeeieeenn [ 0 Joeeeeeennn 4704 [ [ 0 Joeeeeeiieenn [ 966 |. 01/12/2034 . [1.G FE ....

0089999999. Subtotal - Issuer Credit Obligations - Corporate Bonds (Unaffiliated) 48,255,106 46,786,492 48,388,079 48,269,690 0 (4,748) 0 (4,748) 0 48,264,945 0 (9,838) (9,838) 2,110,154 XXX XXX
AMERICAN HOMES 4 RENT 2015-SFR1 A 3.467%

..02666A-AA-6 |04/17/45 ...oooooiiiiiiiiiii . 03/01/2025 . |Paydoun .......cooeveiiiiiiiiiiiiiins feveiiiiiiiiiiiiiees [ 17,163 |............ 17,163 |ooeeeeeeees 17,162 |............ 17,137 [ [V . P O [V P O [V R 17,163 [oeevveieninnns (VO [V [V 99 |. 04/17/2045 . [1.A FE ....
HOUSTON GALLERIA MALL TRUST 2015-A A1

. 44217N-AC-0 |83.087% 03/05/37 .eevvvvviiiiiiiiiiiiiiiiiiiiiieees . 02/01/2025 . |Paydown .......ooeeeiiiiiiiiiiiiinnns feveiiiiiiiiiiiiiiies [ 6,000,000 |........ 6,000,000 |........ 6,051,563 |........ 5,099,057 |............... [ P M3 |, [ P M3 |, [ 6,000,000 |............... 0 fooeiinnnnnees [ PP [ 30,866 |. 03/05/2037 . [1.A ........

0129999999. Subtotal - Issuer Credit Obligations - Single Entity Backed Obligations (Unaffiliated) 6,017,163 6,017,163 6,068,725 6,016,194 0 969 0 969 0 6,017,163 0 0 0 30,965 XXX XXX
New Mountain Guardian IV PCF  6.600%

. 000000-00-0 |05/23/28 ....cooeeviiiieieieieie . 12/31/2024 . | Various .......cceeeeunnnnnnnnnnnnnns foveennnininiiiiinns fon 1,000,000 |........ 1,000,000 |........ 1,000,000 |........ 1,000,000 [...oevvvnnnnnns 0 e (VO 0 | (VO 0 fnns 1,000,000 |...eevvvvvnnnns (VN 0 | [V 0 | 05/23/2028 . |1.F Z .....
New Mountain Guardian IV PCF  6.600%

. 000000-00-0 |05/23/28 ....coeeviieieiiiieieie . 02/20/2025 . | Various ........ceeevvnnnnnnnnnnnnns fovveeeeninnnnininins foonn 3,800,000 |........ 3,800,000 |........ 3,800,000 |........ 3,459,734 |............... 0 | (VO 0 e (VO 0 fenns 3,800,000 |...ceevreennns (VO 0 | (VO 42,829 |. 05/23/2028 . |1.F FE ....
Guggenheim PDF IV Private Credit Facility

. 000000-00-0 | (USD)  6.870% 05/30/29 ........cevvvverirrnnnnnns . 02/03/2025 . | Redemption 100.0000 ...ouun fornnnmiiiiiii foeeeens 273,913 |........... 273,913 [oneennnee 273,913 [ (V2 0 | (VO 0 e (VO 0 s 273,913 [ovviiiiiinnns (VO 0 | [V 0 |. 05/30/2029 . |1.F FE ....

Guggenheim PDF IV Private Credit Facility
. 000000-00-0 | (USD)  6.870% 05/30/29 ......evvvvvreereennnnnees . 01/27/2025 . |Redemption 100.0000 ..oooes fovveeiiiiiiiiiinns fonnns 9,243,261 |........ 9,243,261 |........ 9,243,261 |..cvvveeriinnnnns [ PP [ [\ P [ [\ P 0 foe.. 9,243,261 |..ovvvvvnnnnns [ 0 Jooeeeiiieeenn [ 0 [. 05/30/2029 . |1.F Z .....
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Project Rembrandt - Adrian NAV ~ 7.449%
..002438-AA-3 | 12/21/28 ooovviieiiiiii . 03/31/2025 . | Various .......cceeevrvvnmnnnnnnnnnns forveenennnnnninninns fornnnn 227,000 |oeeveeenns 227,090 foeeeenee. 226,295 |...coeeen. 226,403 [..oevvinnnnnnnn 0 e F L IO [V OO F L IO 0 s 226,440 . 12/21/2028 . (1.G PL ....
ADAMS STREET GLOBAL SECONDARY ~ 7.802%
..00640#-AA-0 103/15/30 ... . 01/15/2025 . | Various ... ..911,182 911,182 902,070 |...........903,001 .903,048 |.. . 03/15/2030 . [1.F PL ....
CCS8 Unitranc .
LA261W-AC-0 | 11710727 v . 03/12/2025 . | Various ........ccceevunnnnnnnnnnnnnns foveenennnnnnnnnnnns fornnn 5,841,693 |........ 5,841,693 |........ 5,841,693 |[........ 5,532,283 |...........l 0 e (VO 0 | (VO 0 fnns 5,841,693 . 11/10/2027 . (1.E PL ....
Ares lvy Hill XIX Pvt Credit  6.694%
. 000000-00-0 |09/10/29 ...coovviiiiiiiiiiiiiiii . 01/10/2025 . | Redemption 100.0000 ....ovn fornnmniiiiii foeeeens 466,474 |........... 466,474 |........... 495,704 |........... 469,271 [ovvivinnnnnns 0 e (VO 0 | (U 26,432 [.ooonnnnnd 466,474 . 09/10/2029 . 1.F FE ....
Ares lvy Hill XIX Pvt Credit  6.694%
..46604U-AB-2 109/10/29 ..oooiiiiiiiiiiiii . 01/06/2025 . | Redemption 100.0000 ....ovw fornnnnniiiiiiii s 2,383,333 |[........ 2,383,333 |........ 2,383,333 |........ 2,383,333 |..ooeeiieens 0 e (VO 0 | (VO 0 fnns 2,383,333 . 09/10/2029 . (1.E PL ....
Ares lvy Hill XIX Pvt Credit  6.694%
..46604U-AB-2 109/10/29 ..oooviiiiiiiiiiii . 02/04/2025 . | Redemption 100.0000 ....ovw founnmnniiiii o 2,274,371 |........ 2,274,311 |........ 2,274,311 |........ 2,240,628 |.......evneeee 0 e (VO 0 | (VO 0 fnns 2,274,371 . 09/10/2029 . 1.F FE ....
Jefferies Credit Partners BOC ~ 6.986%
..46657U-AB-8 | 12/07/28 ....oevvvvviiiiiiiiiiiiiiiiiiiieieeeeeeeees . 02/27/2025 . | Redemption 100.0000 ....ovn founnnnniniiiiiiin oo 1,698,056 |........ 1,598,056 |........ 1,598,006 |........ 1,446,168 |............... 0 e (VO 0 | (VO 0 fnns 1,598,056 . 12/07/2028 . [1.F FE ....
Jefferies Credit Partners BOC ~ 6.986%
..46657U-AB-8 | 12/07/28 ....oovvvvviiiiiiiiiiiiiiiiiiieiieeeieeeaes . 03/31/2025 . | Redemption 100.0000 ....ouw fornnnnnniiiiiin s 73,374,190 |....... 73,374,190 |....... 73,374,190 |....... 65,856,713 [.....ovvvnnnnen 0 e (VO 0 | (VO [V R 73,374,190 . 12/07/2028 . [1.F PL ....
WEYERHAEUSER CO DEBENTURES ~ 7.950% 03/15/25
L 962166-AU-8 | ..eveniiiiiiiiie e . 03/15/2025 . |Maturity ...oooovvviiiiiiiiiiiininns o foens 1,032,000 |........ 1,032,000 |........ 1,138,967 |........ 1,033,870 |...oooeeennnn 0 ooeeennn (1,870) [ovvvvnnnnnnnnns 0 ooeeennn (1,870) [o0vvvennnnnnnns 0 Joeeennn 1,032,000 . 03/15/2025 . [2.B FE ....
0169999999. Subtotal - Issuer Credit Obligations - Bonds Issued from SEC-Registered Business
Development Corps, Closed End Funds & REITS (Unaffiliated) 102,425,563 102,425,563 102,551,853 84,551,404 0 (1,786) 0 102,416,779 XXX XXX
..060505-GB-4 |BANK OF AMERICA CORP  4.375% Perpet. ........ . 01/01/2025 . | Security Withdraw ........ccoevves fevvevviiiniiniiiinns founene 5,000,000 |........ 5,000,000 |........ 5,000,000 |........ 5,000,000 [V RN | ) AN | B N 5,000,000 . 01/01/9999 . [2.B FE ..
..064058-AJ-9 |BANK OF NEW YORK MELLON ~ 3.700% Perpet. .... [. 01/01/2025 . |Security Withdraw ..........coes |oeeeeeiiiiiinnnns |oeees 3,000,000 |........ 3,000,000 |........ 3,000,000 |........3,000,000 |.... 0 0 0 L 3,000,000 |.. . 01/01/9999 . [2.A FE ..
..172967-JM-4 | CITIGROUP INC SERIES P 5.950% Perpet . 01/01/2025 . | Security Withdraw .. . 2,500,000 ..2,500,000 ..2,500,000 |. .2,500,000 |. 0 .2,500,000 . 01/01/9999 . [3.A FE ..
.. 172967-MK-4 | CITIGROUP INC ~ 7.584% Perpet. ......... . 01/01/2025 . | Security Withdraw .. . 1,000,000 ..1,000,000 ..1,000,000 |. .1,000,000 |. 0 .1,000,000 . 01/01/9999 . [3.A FE ..
..316773-DB-3 |FIFTH THIRD BANCORP ~ 4.500% Perpet. . . 01/01/2025 . | Security Withdraw .. . 2,000,000 ..2,000,000 ..2,000,000 |. .2,000,000 |. 0 .2,000,000 . 01/01/9999 . [3.A FE ..
..48128B-AG-6 | JPMORGAN CHASE & CO  7.485% Perpet. . . 01/01/2025 . | Security Withdraw . 3,000,000 ..3,000,000 ..3,000,000 |. .3,000,000 |. 0 .3,000,000 . 01/01/9999 . 2.B FE ..
..59156R-BT-4 |METLIFE INC ~ 5.875% Perpet. ... . 01/01/2025 . | Various ... .5,000,000 ..5,000,000 ..5,000,000 |. .5,000,000 |. 0 K .5,000,000 . 01/01/9999 . [2.B FE ..
..59156R-CA-4 |METLIFE INC ~ 3.850% Perpet. .. |- 01/01/2025 . | Various ... 6,502,500 |........ 6,500,000 |........ 6,502,500 |........6,502,500 |[.... 0 0 0 L 6,502,500 |.. . 01/01/9999 . [2.B FE ..
PNC FINANCIAL SERVICES GROUP ~ 5.000% Perpet.
L B93475-A0-8 | .eevuniiiiiii e . 01/01/72025 . | Security Withdraw ........ccoeees Joennnrviinnninnnns foenes 1,637,500 |........ 1,500,000 |........ 1,537,500 |........ 1,537,500 [V O 1 ) N | N RN 1,637,500 |.oooeeieeennnn (VN [V OO [V 12,500 |. 01/01/9999 . 2.B FE ....
PNC FINANCIAL SERVICES GROUP  3.400% Perpet.
B o . 01/01/2025 . | Security Withdran «..oveeveeverie oovveieiieiieiens oo 1,820,000 |........ 2,000,000 |........ 1,820,000 |....... 1,820,000 0 [0 [0 o 1,820,000 |vvvuvverrenee U IR 0 . 01/01/9999 . |2.B FE ...
PNC FINANCIAL SERVICES GROUP ~ 6.200% Perpet.
B R . 01/01/2025 . | Security Withdran «..ovoeveeveeie ooeveieieiieiens oo 2,000,000 |........ 2,000,000 |........ 2,000,000 [........ 2,000,000 0 [0 [0 o 2,000,000 [..ovvereeeee. U IR 0 . 01/01/9999 . |2.B FE ...
PNC FINANCIAL SERVICES GROP  6.250% Perpet.
..693475-BP-9 . |- 01/01/2025 . | Security Withdraw 3,000,000 |........ 3,000,000 |........ 3,000,000 |........3,000,000 |.... 0 0 0 L 3,000,000 |.. 0 . 01/01/9999 . (2.B FE ....
..808513-AR-6 | CHARLES SCHIIAB CORP  5.000% Perpet. . . 01/01/2025 . | Security Withdraw . 2,500,000 ..2,500,000 ..2,500,000 |. .2,500,000 |. 0 .2,500,000 0| . 01/01/9999 . [2.C FE ....
..808513-BJ-3 | CHARLES SCHIAB CORP  4.000% Perpet. . . 01/01/2025 . | Various ............ . 2,000,000 ..2,000,000 ..2,000,000 |. .2,000,000 |. 0 .2,000,000 0| . 01/01/9999 . [2.C FE ....
..898320-AE-9 | TRUIST FIN CORP  4.950% Perpet. . 01/01/2025 . | Security Withdraw .. . 1,000,000 ..1,000,000 ..1,000,000 |. .1,000,000 |. 0 .1,000,000 0| . 01/01/9999 . [2.C FE ....
..902973-AZ-9 | US BANCORP  5.300% Perpet. . . 01/01/2025 . | Security Withdraw .. . 3,000,000 ..3,000,000 ..3,000,000 |. .3,000,000 |. 0 X .3,000,000 0| . 01/01/9999 . 2.B FE ....
..902973-BC-9 | US BANCORP ~ 3.700% Perpet. .... . |- 0170172025 . | Security Withdraw 2,797,500 |........ 3,000,000 |........ 2,797,500 |........2,797,500 |[.... J | PO | R ISR | B R 2,797,500 |.. .0 . . 01/01/9999 . 2.B FE ....
WELLS FARGO & COMPANY SERIES U  5.875%
..949746-RN-3 | Perpet. .... . |- 0170172025 . | Security Withdraw .......cccoeeess |ooeeiininnnninns |oees 4,000,000 |........ 4,000,000 |........ 4,000,000 |........4,000,000 |.... J | PO | R ISR | B R 4,000,000 |. .0 . . 01/01/9999 . 2.B FE ....
..064159-VJ-2 | BANK OF NOV . erpet. . . 01/01/2025 . | Security Withdraw .. . 5,368,750 ..5,000,000 ..5,368,750 |. .5,368,750 |. 0 X .5,368,750 0| . 01/01/9999 . (2.C FE ....
..251525-AN-1 | DEUTSCHE BANK AG  7.500% Perpet. ..... .. [. 01/01/2025 . | Security Withdraw .. [P PP PPPPPPPPPP TN 4,002,600 |........ 4,000,000 |........ 4,002,600 |........4,002,600 |.... .0 .. . L0 s 4,002,600 |.. .0 .. . 01/01/9999 . [3.B FE ....
0269999999. Subtotal - Issuer Credit Obligations - Other Issuer Credit Obligations (Unaffiliated) 61,028,850 61,000,000 61,028,850 61,028,850 0 0 0 61,028,850 0 0 0 636,157 XXX XXX
0489999999. Total - Issuer Credit Obligations (Unaffiliated) 488,811,481 493,416,396 490,793,281 472,575,040 0 13,111 26,432 490,455,314 (29,230) | (1,392,523)| (1,421,753) 8,736,335 XXX XXX
0499999999. Total - Issuer Credit Obligations (Affiliated) 0 0 0 0 0 0 0 0 0 0 0 0 XXX XXX
0509999997. Total - Issuer Credit Obligations - Part 4 488,811,481 493,416, 3% 490,793,281 472,575,040 0 13,111 26,432 490,455,314 (29,230) | (1,392,523)| (1,421,753) 8,736,335 XXX XXX
0509999998. Total - Issuer Credit Obligations - Part 5 XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX
0509999999. Total - Issuer Credit Obligations 488,811,481 493,416,396 490,793,281 472,575,040 0 13,111 26,432 490,455,314 (29,230) |  (1,392,523)| (1,421,753) 8,736,335 XXX XXX




¥'G03

STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE D - PART 4

Show All Long-Term Bonds and Stock Sold, Redeemed or Otherwise Disposed of During the Current Quarter

1 2 3 4 5 6 7 8 9 Change In Book/Adjusted Carrying Value 15 16 17 18 19 20 21
10 1 12 13 14 NAIC
Desig-
nation,
NAIC
Total Total Desig-
Current |Change in| Foreign Bond nation
Year's Book/ | Exchange Book/ Interest/ Modifier
Prior Year Current |Other Than| Adjusted |Change in| Adjusted Foreign Stock Stated and
Book/ Unrealized| Year's |Temporary| Carrying Book Carrying | Exchange | Realized Dividends Con- SiYe}
CUsIP Number of Adjusted | Valuation | (Amor- [Impairment| Value /Adjusted | Value at Gain Gain Total Gain| Received tractual | Admini-
Ident- Disposal Name Shares of Consid- Actual Carrying Increase/ | tization)/ | Recog- [ (10+11-| Carrying Disposal | (Loss)on | (Loss)on | (Loss)on During Maturity | strative
ification Description Date of Purchaser Stock eration Par Value Cost Value (Decrease)| Accretion nized 12) Value Date Disposal | Disposal [ Disposal Year Date Symbol
..38375C-BD-1 |GNMA 2012-57 DA 5.343% 04/20/42 . 03/01/2025 . |Paydomn oeevveeeeeeeennnieeeeeennnn fereeeeeeeenieeeeee fereeeeennans 7,646 ... 1,646 s e 1,912 [ 0. . (266) |... o0 |- ...7,646 |.. o0 ) ...0 ....69 |. 04/20/2042 . |1.A ........
..38377G-S7-5 |GNMA 2010-89 PD  4.000% 07/20/40 . 03/01/2025 . | Paydoun . 28,958 28,958 30,587 |. 28,959 |. 0 0| 28,958 0| 191 |. 07/20/2040 . |1.A .
..383831I-BP-0 | GNMA 2023-24 N 4.500% 12/20/51 . . 03/01/2025 . | Paydoun . ..614,834 ..614,834 ..585,605 ..591,336 |. 0 0| 614,834 0| 4,777 |. 12/20/2051 . |1.A .
..38383X-X2-5 |GNMA 2023-56 DJ  4.500% 02/20/52 . 03/01/2025 . | Paydoun . .. 659,398 .659,398 ..618,49%5 ..628,3%4 |. 0 0| .659,398 0| 4,997 |. 02/20/2052 . |1.A .
..38383Y-CS-9 |GNMA 2022-138 E  4.000% 08/20/52 .. . 03/01/2025 . | Paydoun . .. 596,806 .596,806 ..562,3% |. . 567,777 |. 0 0| .596,806 0| 3,902 |. 08/20/2052 . |1.A .
..38383Y-09-6 [ GNMA 2022-151 AP 4.500% 03/20/51 . . 03/01/2025 . | Paydown . .. 334,904 334,904 314,548 |...........318,642 |.... .0 .. .0 .. .334,904 |.. .0 .. .. 2,435 |. 03/20/2051 . [1.A ........
1019999999. Subtotal - Asset-Backed Securltles - Financial Asset-Backed - Self-| L|qU|dat|ng -
Agency Residential Mortgage-Backed Securities - Guaranteed (Exempt from RBC) 2,242,546 2,242,546 2,119,998 2,143,020 0 0 2,242,546 0 XXX
..36194N-LU-1 [GNMA AU1239  2.850% 07/01/33 . . 03/01/2025 . | Paydoun .. e s ... 85,497 ...85,497 ...85,924 |............85,673 |.... 0. o0 |- ..85,497 |.. o0 ] . 07/01/2033 . |1.A .
..36194S-PD-4 |GNMA AU4920  3.020% 09/15/41 . . 03/15/2025 . | Paydoun . 50,833 50,833 51,770 |. 51,255 |. 0 0| 50,833 0| . 09/15/2041 . |1.A .
..36197J-ZL-2 |GNMA GN AZ6147  3.940% 03/15/3 . 03/01/2025 . | Paydoun . 55,551 55,551 56,327 |. 0 0| 0| . 03/15/2037 . |1.A .
..3837311-2F-6 [ GNMA 2008-80 10  2.566% 04/16/50 . 03/01/2025 . | Paydoun . ....0 .0 ... 780 | 0 0| 0| . 04/16/2050 . |1.A .
..38376G-2H-2 |GNMA 2011-92 C  3.702% 04/16/52 . 03/01/2025 . | Paydoun . 32,966 32,966 32,891 0 0| .0 | . 04/16/2052 . |1.A .
..38378N-F3-2 |GNMA 2014-50 C  3.400% 02/16/47 . 03/01/2025 . | Paydoun . 91,873 91,873 92,044 |. 0 0| 0| . 02/16/2047 . |1.A .
..38378X-6B-2 [GNMA 2015-5 KV 3.250% 05/16/42 . . 03/01/2025 . | Paydoun . ...54,929 ...54,929 ...54,952 |.... .0 .. .0 .. .0 .. . 05/16/2042 . |1.A
1029999999. Subtotal - Asset-Backed Securmes - Financial Asset-Backed - Self-| L|qU|dat|ng -
Agency Commercial Mortgage-Backed Securities - Guaranteed (Exempt from RBC) 371,649 371,649 378,976 373,922 0 (2,273) 0 0 371,649 0 XXX
..31320I-EB-5 |FREDDIE MAC POOL SD8230  4.500% 06/01/52 ... |. 03/01/2025 . |Paydoun ... .. 215,408 215,408 en 218,067 |...........217,947 |.... ...(2,539) |. .0 w0 ] .215,408 |.. w0 ] . 06/01/2052 . |1.A .
..3132DW-EC-3 |FREDDIE MAC POOL SD8231  4.500% 07/01/52 ... |. 03/01/2025 . |Paydoun . .. 151,918 ..151,918 ..149,853 |. ..149,909 |. 0 0| 151,918 0| . 07/01/2052 . |1.A .
..313399-EK-9 |FHLMC 2348 ZK  6.000% 08/15/31 . 03/01/2025 . | Paydoun . . 4,551 .4,590 | .4,546 | 0 0| . 4,551 0| . 08/15/2031 . |1.A .
..31339D-7A-0 |FHLMC 2417 KZ  6.000% 02/15/32 . 03/01/2025 . | Paydoun . 23,480 |. 0 0| 23,588 0| . 02/15/2032 . |1.A .
..31339G-JU-6 |FHLMC 2367 ZK  6.000% 10/15/31 .. . 03/01/2025 . | Paydoun . .5,747 | 0 0| .5,756 0| . 10/15/2031 . |1.A .
..31339M-FE-3 [FHLMC 2389 ZB  6.000% 12/15/31 . 03/01/2025 . | Paydoun . 13,657 |. 0 0| 13,799 0| . 12/15/2031 . |1.A .
.. 31330N-5V-4 |FHLMC 2403 DZ  5.500% 01/15/32 .. . 03/01/2025 . | Paydoun . L7127 ). 0 0| . 7,260 0| . 01/15/2032 . |1.A .
..31339W-XR-2 |FHLMC 2439 EZ  6.000% 04/15/32 . 03/01/2025 . | Paydoun . 11,211 0 0| 11,308 0| . 04/15/2032 . |1.A .
..3133TH-TM-9 |FHLMC 2116 ZA  6.000% 01/15/29 . 03/01/2025 . | Paydoun . 0 0| 0| . 01/15/2029 . |1.A .
..3133TJ-HS-5 |FHLMC 2125 JZ  6.000% 02/15/29 . 03/01/2025 . | Paydoun . 0 0| 0| . 02/15/2029 . |1.A .
..3136A4-AE-9 |FANNIE MAE 2012-22 NY ~ 3.500% 03/26/27 ..... . 03/01/2025 . | Paydown ... .0 w0 ] w0 ] . 03/25/2027 . |1.A ........
..3136AF-BT-0 [FANNIE MAE 2013-72 YA 3.000% 06/25/33 ..... . 01/01/2025 . | Paydown ... 0. o0 |- o0 ] . 06/25/2033 . |1.A ........
..3136AL-H3-8 [FANNIE MAE 2014-79 LC  3.000% 09/25/44 . 03/01/2025 . | Paydoun . s s N 0 0| 45,911 0| . 09/25/2044 . |1.A .
..3136BM-0B-7 [FANNIE MAE 2022-17 N 3.500% 11/25/48 . . 03/01/2025 . | Paydoun . ..639,015 ..580,455 |. 0 0| 0| . 11/25/2048 . |1.A .
..3136BM-R6-7 |FANNIE MAE 2022-32 CA  4.000% 09/25/48 ..... . 03/01/2025 . | Paydown ... 449,727 414,328 |.... .0 w0 ] w0 ] . 09/25/2048 . |1.A ........
..3136BM-ZY-7 |FANNIE MAE 2022-22 P 4.500% 05/25/51 ....... . 03/01/2025 . | Paydown ... 0. o0 |- o0 ] . 05/25/2051 . |1.A ........
..3137A2-NL-1 [FHR 3756 PC  4.000% 11/15/40 . . 03/01/2025 . | Paydoun . 0 0| 0| . 11/15/2040 . |1.A .
..3137A8-UG-1 [FHR 3837 DB 4.500% 04/15/41 .. . 03/01/2025 . | Paydoun . N N 0 0| 0| . 04/15/2041 . |1.A .
..3137AJ-JK-1 [FHR 3962 EB  3.500% 11/15/26 . . 03/01/2025 . | Paydoun . ..325 039 ..325 039 ..350 534 |. ..326,085 |. 0 . (1 046) 0| .325,039 0| . 11/15/2026 . |1.A .
..3137BN-3\1-4 [FHR 4550 VB  3.000% 03/15/38 . . 03/15/2025 . | Paydown ... ..518,761 .. 518,761 533,919 |...........519,915 [.... 0 e (1,154) ). 0. .. 518,761 0. . 03/15/2038 . |1.A ........
FREDDIE MAC WHOLE LOAN SECUR 2015-SCO1 1A
..3137G1-AA-5 |3.500% 05/25/45 . 03/01/2025 . | Paydown ... .... 5,390 e 5,479 [l 5,395 |l 0. o0 |- 5,390 |.. o0 ). . 05/25/2045 . |1.A ........
..313920-SU-5 |FNMA 2001-35 ZG  6.500% 08/25/31 . 03/01/2025 . | Paydoun . .6,258 .6,051 | .6,208 | 0 0| . 6,258 0| . 08/25/2031 . |1.A .
..31392E-H6-0 | FNMA 2002-69 Z  5.500% 10/25/32 . 03/01/2025 . | Paydoun . . 5,520 5,267 | .5,453 |. 0 0| .5,520 0| . 10/25/2032 . |1.A .
.. 31392K-H-1 | FHLMC 2445 0Z  6.500% 05/15/32 .. . 03/01/2025 . | Paydoun . .5,148 5,061 | .5,119 ). 0 0| .5,148 0| . 05/15/2032 . |1.A .
.. 31392U-U4-2 |FHLMC 2463 Z  6.000% 06/15/32 . 03/15/2025 . | Paydoun . . 4,422 .4,266 | 4,400 | 0 0| 4,422 0| . 06/15/2032 . |1.A .
.. 313920-U5-9 | FHLMC 2463 7B 6.500% 06/15/32 . 03/01/2025 . | Paydoun . 10,363 10,297 |. 10,331 0 0| 10,363 0| . 06/15/2032 . |1.A .
.. 31392P-HP-3 |FHLMC 2459 LZ  6.500% 06/15/32 .. . 03/01/2025 . | Paydoun . 0 0| 11,073 0| . 06/15/2032 . |1.A .
..31392P-RL-1 |FHLMC 2484 Z  6.000% 07/15/32 ... . 03/01/2025 . | Paydoun . 0 0| 0| . 07/15/2032 . |1.A .
.. 31392R-RJ-2 |FHLMC 2468 ZA  6.000% 07/15/32 . 03/01/2025 . | Paydoun . 0 0| 0| . 07/15/2032 . |1.A .
..31392R-WT-4 [FHLMC 2492 Z  5.500% 08/15/32 ... . 03/01/2025 . | Paydoun . 0 0| 0| . 08/15/2032 . |1.A .
..31392U-EE-0 [FHLMC 2504 Z  6.000% 09/15/32 ... . 03/01/2025 . | Paydown ... 0. o0 |- o0 ] . 09/15/2032 . |1.A ........
.. 31392U-JL-9 |FHLMC 2499 VZ  6.000% 09/15/32 .. . 03/01/2025 . | Paydown ... .0 0] w0 ] . 09/15/2032 . |1.A ........
..313920-JU-5 |FHLMC 2509 zQ  5.500% 10/15/32 .. . 03/01/2025 . | Paydoun . 0 0| 0| . 10/15/2032 . |1.A .
..31393A-VK-0 [ FNMA 2003-30 HY  5.500% 04/25/33 . 03/01/2025 . | Paydoun . 0 0| 0| . 04/25/2033 . |1.A .
..31393C-LX-9 [FNMA 2003-48 GH 5.500% 06/25/33 . 03/01/2025 . | Paydown ... .0 .. .0 .. .0 .. . 06/25/2033 . |1.A ........
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..31393N-4A-4 | FHLMC 2589 GM  5.500% 03/15/33 ................ . 03/01/2025 . | Paydoun ... ....8,887 .0 . 0 .0 ....78 |. 03/15/2083 . [1.A ........
..313078-8J-4 |FANNIE MAE 2011-24 GY ~ 4.500% 04/25/41 . 03/01/2025 . | Paydoun . . 7,579 0 0| .58 |. 04/25/2041 . [1.A .
..31308N-Y2-4 | FANNIE MAE 2010-123 PM  4.000% 07/25/40 .... . 03/01/2025 . | Paydoun . 48,114 0 0| . 07/25/2040 . [1.A .
..3140J6-GP-6 | FNMA P/T POOL BM2005  4.000% 12/01/47 . . 03/01/2025 . | Paydoun . 26,608 0 0| . 12/01/2047 . (1.A .
..31418E-E6-3 | FANNIE MAE POOL MA4656  4.500% 07/01/52 .... . 03/01/2025 . |Paydoun . ..244,093 0 0| . 07/01/2052 . [1.A .
..31418E-F2-1 |FANNIE MAE POOL MA4684  4.500% 06/01/52 .... [. 03/01/2025 . |Paydoun ... 204,206 .0 . .0 . . 06/01/2052 . [1.A ........
FREDDIE MAC - SCRT 2018-4 MA  3.500%
L 30563P-HF-9 | 11/25/57 oo . 03/01/2025 . |Paydoun ........cooeeeeiiiiiiiiinnins fonieiiiiiiiiiiiinns foiiiii 52,582 |............ 52,582 [V ST 669 [....ccvnnnnnn 0 s 52,582 [ooiiiiiiinnnn (VO 0 | [V 301 | 11/25/2057 . [1.A ........
JP MORGAN TAX EXPT PASS THR TR 2012-AMT1 A
..466370-AA-4 13.000% 01/27/38 ...vvvvvvvvvrvrrrinnniiiiiniinnnnns . 03/01/2025 . |Paydown ......ooeeeeiiiiiiiiiiiiiiees Jovvviiiiiiiiiiiiiies foiiinns 45,320 |............ 45,320 |.eeeeeenn. 46,412 | 45,618 |....oooeenn. [V PO (299) |.vvvererennnnns [U (299) |ovvveeerennnnns 0 Joeeeeeennn 45,320 [ooiiiiiiinnnn [ 0 Joeeeeeiieenn [ 195 . 01/27/2038 . [1.B FE ....
1039999999. Subtotal - Asset-Backed Securities - Financial Asset-Backed - Self-Liquidating -
Agency Residential Mortgage-Backed Securities - Not/Partially Guaranteed (Not Exempt from
RBC) 3,891,455 3,891,455 3,822,756 3,796,360 0 95,003 0 95,003 0 3,891,455 0 0 0 25,551 XXX XXX
FRESB 2015-SB6 A10 2015-SB6 A10  3.220%
.. 30203M-AJ-3 | 08/25/35 ....ooiiiiiiiiiii . 03/01/2025 . |Paydoun .......coooeeiiiiiiiiiiiiiins feiiiiiiiiiiiiieiens feeiiiiiie 7,668 |.....oeeenne 7,668 |....ooeenn. 7,668 |............. 7 P [V 16 |l [V 16 |l (V1 F 7,668 |..eeeveeennnnes (VO [V [V 42 |. 08/25/2035 . [1.A ........
FHLMC MULTIFAMILY STRUCTURED P K151 A2
.. 3137BK-GJ-3 |3.39%% 10/25/29 ......evvvvivinniniiiiiiiiiiiiinnnnes . 03/01/2025 . |Paydown .......ooeeeeiiiiiiiiiiiiiins feviiiiiiiiiiiiiiiies feeieenns 50,404 |............ 50,404 |............ 51,410 |...oeeennn. 50,555 [............... [ AP [RETD] [ AP [0 [ PP 50,404 [....cconnnnnn 0 fooeiinnnnnees [ PP [ 205 |. 10/25/2029 . |1.A ........
1049999999. Subtotal - Asset-Backed Securities - Financial Asset-Backed - Self-Liquidating -
Agency Commercial Mortgage-Backed Securities - Not/Partially Guaranteed (Not Exempt from
RBC) 58,072 58,072 59,078 58,207 0 (135) 0 (135) 0 58,072 0 0 0 337 XXX XXX
AGATE BAY MORTGAGE LOAN TRUST 2013-1 A1
..008414-AA-2 13.500% 07/25/43 ....coeevveiiiiiiiiiiei . 03/01/2025 . |Paydoun .........ooeeeiiiiiiiniinnins foniiniiiiiiiiiiiins feiiiin 10,921 |........ee. 10,921 |............ 10,447 |............ 10,699 |............... 0 e T 0 | T 0 s 10,699 [oovvvvveinnnnns [V 222 |eeeeeeens 27 P, 56 [. 07/25/2043 . |1.A ........
AMERICAN HOME MORTGAGE [NV TR 2004-3 6A5
..02660T-BU-6 |4.204% 10/25/34 .....ovvvvrnnnnnninniiniiiiiiiinnnns . 0170172025 . |Paydoun .......cooeeeiieiiiiininninns foviiiiiiiiiiiiiinns foiiiiin, 20,795 |........... 20,795 f.cconnnnee 17,235 |............ 17,235 |l 0 |eeeenns 3,560 |..ooeeeeeenns 0 eeeeenn 3,560 |...ooeeeeenns 0 s 20,796 [ooeiiiiiinnns (VN 0 | [V 75 |. 10/25/2034 . |1.AFM ...
AMERICAN HOME MORTGAGE [NV TR 2004-3 6A5
..02660T-BU-6 |4.294% 10/25/34 .....ovvvvrnnnnnnniniininiiiiiiinnnns . 03/01/2025 . |Paydoun ........cooeeieiiiiiiniinnnns foniiiiiiiiiiiiiiins foiiiin 86,4% [............ 86,496 |............ 71,688 |ooeveeennns 71,688 |oeevvviinnnnns 0 fens 14,808 [....vvvvnennnee 0 fnns 14,808 [....ovvvvnnnns 0 s 86,4% |.............. (VN 0 | [V 668 |. 10/256/2034 . |1.A FM ...
AMERIQUEST MORTGAGE SECURITIES 2003-11 AF5
..030728-LT-0 5.390% 01/25/34 e . 0170172025 . |Paydoun .......cooeeeeiiiiiiiiininins fenniiiiiiininiiinns feiiiii, 5,997 |oeeiiiiinnns 5,997 [ooiiiinnnnns 5,632 [coeinnnnnne 5,857 |ooeiiiiiinns 0 e (VO 0 | (VO 0 e 5,857 |ooeeiiiiiinnnn [V LIV R 140 |l 27 [ 01/25/2034 . |1.AFM ...
AMERIQUEST MORTGAGE SECURITIES 2003-11 AF5
..030728-LT-0 5.390% 01/25/34 i . 03/01/2025 . |Paydoun ........cooeeieiiiiiiniinnnns foniiiiiiiiiiiiiiins foiiiin 29,869 |............ 20,869 |[...eennee 28,053 |............ 20170 | 0 e 19 [ 0 e 19 [ 0 s 20,189 [oooeiiiiinnns [V 680 |............ (3210 377 |. 01/25/2034 . [1.A FM ...
ANGEL OAK MORTGAGE TRUST 2022-3 A1 4.000%
..03464T-AA=7 | 01/25/67 .ovvvvvvvviiiiiiiiiiiiiiiiiiieecceeeeeeeees . 0170172025 . |Paydoun .......cooeveiiiiiiiinnninins fenniniiiiiiiiiiinns feiiiiin, 28,725 |l 28,725 |.ceunnnen 28,418 |............ P (VI R 0 s 255 |oiiiiiiiiinns [V ST 255 |oiiiiiiiiines 0 s 28,725 [ooeiiiiiinnn (VN 0 | [V 96 . 01/25/2067 . |1.A ........
ANGEL OAK MORTGAGE TRUST 2022-3 A1 4.000%
..03464T-AA=7 | 01/25/67 .oevvvvvviiiiiiiiiiiiiiiiiiiieeceeeeeeeees . 03/01/2025 . |Paydoun ........cooeeieiiiiiiniinnnns foniiiiiiiiiiiiiiins foiiiin 73,577 |oerrnnnnnnn 73,577 |ooeennnnnn 72,790 |oeeeeenns 72,923 [oviiiiinnnnne 0 s 654 |ooeiiiiiiinns [V ST 654 |ooeeiiiiiinns 0 s 73,577 |eveeeeeeeenens (VN 0 | [V 623 |. 01/25/2067 . [1.A ........
BEAR STERNS ASSET BACKED SEC 2004-AC4 A4
..073879-ED-6 |5.750% 08/25/34 ....cooeeeeieiiiiieii . 0170172025 . |Paydoun .......cooeeeeiiiiiiiiininins fenniiiiiiininiiinns feiiiii, 5,799 |oeeeriinnnns 5,799 [oooiinnnne 5,467 |l 5,467 |.ooeeeeeens 0 e (VO 0 | (VO 0 e 5,467 |.oooeeeeeennns [V 332 |t FC 7 F 26 . 08/25/2034 . |1.AFM ...
BEAR STERNS ASSET BACKED SEC 2004-AC4 A4
..073879-ED-6 |5.750% 08/25/34 ....cooeeeeieiiiiiiiiei . 03/01/2025 . |Paydoun ........cooeeieiiiiiiniinnnns foniiiiiiiiiiiiiiins foiiiin 26,207 [oeernnnnnns 26,207 [ooounnnnnne 24,708 |............ 24,708 |.oooeeeiiinns 0 e (VO 0 | (VO 0 s 24,708 |oooeeeennnns [V 1,499 |......... 1,499 [oviiiiiiiinnns 270 |. 08/25/2034 . [1.A FM ...
BRAVO RESIDENTIAL FUNDING TRUS 2022-NaM2 A2
.. 10568K-AB-4 |4.883% 11/25/61 ...oevvvvrviiiiiiiiiiiiiiiiiiiiines . 03/01/2025 . |Paydoun .........ooeeeiiiiiiiniinnins foniiniiiiiiiiiiiins feiiiin 35,962 |........... 35,962 |..eeeveenns 35,961 |............ 35,877 |oeeeeeiiin [V OO 85 [oiiiiiiiinnnns 0 e 85 [oiiiiiiiinnns 0 s 35,962 [ooeiiiiiiinnn (VN 0 | [V 403 |. 11/25/2061 . [1.A FE ....
BRAVO RESIDENTIAL FUNDING TRUS 2022-NaM2 A2
.. 10568K-AB-4 |4.883% 11/25/61 ...oevvvvvviiiiiiiiiiiiiiiiiiiienes . 0170172025 . |Paydoun .......cooeeeiiiiiiiiiiininns foviiiiiiiiiiiiiiins foiiiinn 28,290 |............ 28,200 [oennnnnee 28,290 |...ceeennnn 28,224 .ovviiinnnnns 0 e 67 | 0 e 67 | 0 s 28,290 [.oooeiiiiinnnnn (VN 0 | [V 115 [. 11/25/2061 . |1.C FE ....
BRAVO RESIDENTIAL FUNDING TRUS 2022-NaM1 A1
.. 10569F-AA-6 |3.626% 09/25/61 ....coovvvvreiriiiiiiiiiiiiis . 0170172025 . |Paydoun .......cooeveiiiiiiiinnninins fenniniiiiiiiiiiinns feiiiiin, 64,772 |oeeeennnnn. 64,772 |.evnnnnnn 64,723 |............ 64,671 |ooeveriinnnnns 0 s 101 |l [V ST 101 |l 0 s (L (VN 0 | [V 196 [. 09/25/2061 . |1.A ........
BRAVO RESIDENTIAL FUNDING TRUS 2022-NM1 A1
.. 10569F-AA-6 |3.626% 09/25/61 ....coovvvvveieiiiiiiiiiiiieis . 03/01/2025 . |Paydoun .........ooeeeiiiiiiiniinnins foniiniiiiiiiiiiiins feiiiin 56,640 [....eeenne. 56,640 |............ 56,597 |............ 56,552 [c.uvuviiiinnne 0 e 88 |l 0 e 88 ..o 0 s 56,640 |..oooeeennnnns (VN 0 | [V 385 |. 09/25/2061 . [1.A ........
BRAVO RESIDENTIAL FUNDING TRUS 2022-NQM3 A3
.. 10569J-AC-4 |5.500% 07/25/62 ......ovvvvvveeiiiiiiiiiiiiiiieens . 0170172025 . |Paydoun .......cooeveeniiiiiniiininns foniiiniiiiiiiiiiins feiiiiin 2,282 oo P2 7 2,007 |.ooeeennnn 2,101 | 0 s 181 | 0 s 181 0 e 22,282 [ovreiiiiinnnns (VO 0 | U 102 (. 07/25/2062 . |1.B ........
BRAVO RESIDENTIAL FUNDING TRUS 2022-NQM3 A3
..10569J-AC-4 |5.500% 07/25/62 .. |- 03/01/2025 . |Paydown ... . 07/25/2062 . (1.B ........
.. 124891-GE-8 | C-BASS 2002-CB6 M2F  3.764% 01/25/33 ........ [. 01/01/2025 . |Paydoun ... . 01/25/2033 . [1.A FM ..
.. 124891-GE-8 | C-BASS 2002-CB6 M2F  3.764% 01/25/33 ........ . 03/01/2025 . | Paydown . 01/25/2033 . [1.A FM .
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CREDIT SUISSE COM MTGE TRUST 2013-1VR2 A2
.. 126461-AH-7 [ 3.000% 04/25/43 .....oovvvniiiiiiiiiiiiiiiinis . 03/01/2025 . |Paydomn ....evuunviiiiiiiiiiiiiiinns ferrineeereiiieees [ 4,648 |............ 4,648 |..ennnnn 4,725 |oooiiiinnnnns 4,681 |.ooevinnnnnns [ PR (VN P [ PR (VN P [V P 4,681 [ovveiriininns [V (33) [ovvvvrnnnnns (<)) FO 20 |. 04/25/2043 . |1.A ........
CREDIT SUISSE COMM MORT TRUST 2013-IVR3 A2
..12646X-AJ-1 |3.000% 05/25/43 .. . 03/01/2025 . | Paydown ... ....9,278 29,290 ... .9,290 |.. . 05/25/2043 . |1.A ........
COUNTRYWIDE ALTERN
..12667F-R5-6 |5.500% 02/25/35 ....cevvvvnniiiiiiiinineciiiies . 01/01/2025 . |Paydonn ..covvveiviiiiiiiiiiiiiinn feenieeneeiiinees feeeeeeeens 12,786 |..ooeenenens 12,786 [oeennne 10,614 |............ 11,980 [oooeiiiiinnnnns [ PR (VN P [ PR (1 P (U P 11,980 |oveeniiiinnnnn [V PO 805 |.eevuennnns 805 |oveeiiiiiinnnns 59 |[. 02/25/2035 . [1.A FM ....
COUNTRYWIDE ALTERNATIVE LOAN 2004-36CB 2A3
..12667F-R5-6 |5.500% 02/25/35 ....cevvvviniiiiiiiiinieeiiiiies . 03/01/2025 . |Paydomn ...covvvnieiiiiniiiniiiiiinn fenieeeeciiiees feeeeeens 39,09 |.oeeenn. 39,102 |...ccevenens 32,460 |............ 36,639 |...covvnnnnnnns [ PO 20 | [ PO 20 | (U P 36,658 |...ovunniiinns [V O 2,441 | 2,441 o, 486 |. 02/25/2035 . |1.A FM ....
COUNTRYWIDE ALTERNATIVE LOAN 2005-3CB 1A13
.. 12667F-Y3-3 5.500% 03/25/35 ...ceevvviiniiiiiiiiiinee s . 01/01/2025 . |Paydomn .ocevvveniriiiiiiiiiiiiiinn feeninneeeiiiiees feeeeeeeens 13,636 |[....coennens 13,707 foeernns 12,375 |oeeennns 12,375 | [ PR (VN P [ PR (VN P (U P 12,375 | [V O 1,262 |oooneeeees 1,262 |oeeiiiiiinnnns 63 |. 03/25/2035 . |[1.A FM ....
COUNTRYWIDE ALTERNATIVE LOAN 2005-3CB 1A13
.. 12667F-Y3-3 5.500% 03/25/35 ...ceevvvviniiiiiiiiineeeciiiis . 03/01/2025 . |Paydomn ...ccvvunieiiiiiiiiiiiiiinn feneeeeeiiiees feeeeeeens 37,282 |oeeennnnnnn 36,840 |............ 33,260 |......ceenn. 33,260 |...ceevnnnnnnns [ PR (VN P [ PR (VN P (U P 33,260 [.....ccevnnnnns [V O 4,022 |.......... 4,022 |oeeiiiiiiiiens 430 |. 03/25/2035 . |1.A FM ...
COUNTRYWIDE ALTERNATIVE LOAN 2005-49CB A8
.. 12668A-MN-2 5.500% 11/25/35 ..oovvvvvniiiiiiniieieiiiiis . 01/01/2025 . |Paydoun ..coevvenvvriiiiiiniiiiiines foreeieeeiiiiiiees [ -1 I L N [ [ [ PR (VN P [ PR (1 P [ ST [V PO LT P L N 0 | 11/25/2035 . |2.B FM ....
COUNTRYWIDE ALTERNATIVE LOAN 2005-49CB A8
.. 12668A-MN-2 5.500% 11/25/35 ..oovvvvvniiiiiiiiieieciiiis . 03/01/2025 . |Paydomn ...ccvvunvvriiiiiiiiiiiiiinin foreeneeeiiiiiees [ [T [ 46 e 46 | [ PR LI PO [ PR L PO [ [ R [V PO 2 | 21 | 1 | 11/25/2035 . (2.B FM ....
COUNTRYWIDE HOME LOANS 2005-21 A17  5.500%
.. 126694-CV-8 [ 10/25/35 ...oevvvnniiiiiiiiiiiiiii . 02/01/2025 . |Paydonn ...ccevueniiiiiiiniiiieiiiinn fenineeeeiiiies feeeeeeeinan 598 | 590 [iiiiiiiiins 514 | R 1 I (VN P (U P 281 | [ PR [T [V PO X R A3 | 5 |. 10/25/2035 . |1.A FM ....
COUNTRYWIDE HOME LOANS 2005-13 A8  5.500%
.. 12669G-C8-2 [06/25/35 ....evvvvniiiiiiiiiiiiiii . 01/01/2025 . |Paydonn ...cevvvenviiiiiiiiiiiiiiinn fennneeeiiiies feeeeeiiiiii [V O | VA PO (U1 PO L LI PO [ PR (VN P [ PR (VN P [ L I AT [V (D] R (R ) 0 |. 06/25/2035 . |4.A FM ....
CHASE MORTGAGE FINANCE CORPORA 2019-ATR2 A3
..16159G-AC-3 |3.500% 07/25/49 .....ovvvnniiiiiiiniiiiiiiiniis . 03/01/2025 . |Paydomn ...ccvvvnnieiiiiniiiiiiiiins fenieeeeeiiiees feeeeeeens 13,905 [oeirinne 13,905 |ooevvennnnns 14,062 |ooeveennnnns 13,993 [.oovvivinnnnnns [ PR (VN P [ PR (1 P (U P 13,992 | [V [C-70] R [£:70 ) 72 | 07/25/2049 . |1.A ........
CHASE MORTGAGE FINANCE CORPORA 2016-2 M2
..16164A-AC-9 [3.749% 02/25/44 .......cevvvvniiiiiiiiinieciininns . 03/01/2025 . |Paydomn ...covvvnieiiiiniiiniiiiiinn fenieeeeciiiees feeeeeens 37,282 |ewernnnnnnn 37,282 ... 38,203 |....cevennnn 37,681 |oeeeniiiinns 0 e (73] R [ R (3] PP (U P 37,679 |oeeeeeneees [V (437) [evvvvnnnnns (437) |vevveviininnns 223 [. 02/25/2044 . [1.A ........
CITICORP MORTGAGE SECURITIES 2005-6 1A5
. 172973-2R-9 5.625% 09/25/35 ....eiiviiiiniiiiiiiiie e . 01/01/2025 . |Paydoun ..coevvnnvvviiiiiinieiiiinen foreeneneeiiiees [ | T LT PO LT PO 15 | [ PR (VN P [ PR (VN P [ L T (1 P L | PO 0 |. 09/25/2035 . |1.A FN ....
CITICORP MORTGAGE SECURITIES 2005-6 1A5
. 172973-2R-9 5.625% 09/25/35 ....eiiviiiiniiiiiiiiin e . 03/01/2025 . |Paydomn ...ccvuuniiiiiiiiiiiiiiinnn forinneeeiiiiieees o R PO 34 [ 72 K72 R [ PR (VN P [ PR (VN P [ <7 R (1 P P F /2 PN 0 |. 09/25/2035 . |1.A FN ....
CITICORP MORTGAGE SECURITIES 2007-8 1A3
L A73120-AC-2 [6.000% 09/25/37 ..evvveniiiiiiiiiiiiiiiie s . 01/01/2025 . |Paydomn ...cevvennvviiiiiiiniiiiiinn feerineeeiiiiies feeeneeeeiinnns 190 [ L[ 189 | 189 | [ PR (VN P [ PR (1 P [ PR 189 | (1 P L | PO 1 . 09/25/2037 . [1.A FM ....
CITICORP MORTGAGE SECURITIES 2007-8 1A3
L A73120-AC-2 6.000% 09/25/37 ..evvvvniiviiiiiiiiiiiiiieeeeees . 03/01/2025 . |Paydomn ...ccevuenieiiiiiniiiiiiiiins ferneeeiiiiies feeeeeeiinan L L 44 | A2 | M2 | [ PR (VN P [ PR (VN P [ PR 42 [t (1 P P F /2 PN 5 |. 09/25/2037 . |1.A FM ....
CITIGROUP MRTGE LOAN TRUST INC 2013-J1 A1
L A7321L-AA-7 [ 3.496% 10/25/43 ...ovevviiiiiiii s . 03/01/2025 . |Paydomn ....cvuunviiiiiiiiniiiiiiins fereneeeeeniieees [ 3,428 |eeiiiinne 3,428 |....oooeennns 3,358 [.ooivinnnnns 3,390 [oooiiiiiiinnnns [ PR (VN P [ PR (1 P (U1 O 3,390 [ooeiiiiinnnnns [V PO 38 | KL 20 | 10/25/2043 . |1.A ........
CONTI MTGE HOME EQUITY 1995-4 A9  1.003%
L 210750-BX=2 [ 03/15/27 ovvveiiiiiiieee . 01/01/72025 . |Paydomn ...cevvenviiiiiiiiiieiiiinnn feineeeriniiees [ 6,210 [.oovvinnnnns 6,210 |.eeevnennnns 2,563 |[....ccovnnnnn 2,563 [..oooiiiinnnnns [ PR (VN P [ PR (VN P (U1 O 2,563 [oooiiiiiinnnns [V O 3,647 |oeeennnns 3,647 |eviiiiiiiiinn 5 |. 03/15/2027 . |1.A FM ....
CONTI MTGE HOME EQUITY 1995-4 A9  1.003%
L 210750-BX=2 [ 03/15/27 ovvviiiiiiii e . 03/01/2025 . |Paydomn ....cvuunviiiiiiiiniiiiiinns feriineeeriniiees [ 1,604 [......ooeees 1,694 | 699 |...oiiiiinns 699 |t [ PR (VN P [ PR (1 P [ PR 699 [....ccovnnnnnns [V PO 995 [...oeiinnnnn 995 | 3 |. 03/15/2027 . |1.A FM ....
CONTI MTGE HOME EQUITY 1996-1 A7  6.334%
L 210750-CJ-2 [ 03/15/27 ovvviiiiiiii e . 01/01/2025 . |Paydomn ...cevvennvviiiiiiiniiiiiinn feerineeeiiiiies feeeneeeeiinnns [S102 608 |oierriiiiiinnns L T R, L I R [ PR (VN P [ PR (1 P [ PR P [V PO 361 |t FLC1 I 3 |. 03/15/2027 . |1.A FM ....

CS FIRST BOSTON MORTGAGE SECUR 2005-1 1A23
.. 225458-AY-4 15.500% 02/25/35 ..
CS FIRST BOSTON MOl
.. 225458-AY-4 15.500% 02/25/35 .....evveiiieiiiiiiiiieiiiiie . 03/01/2025 . |Paydown
EVERBANK MTGE LOAN TRUST 2013-1 A2

. 01/01/2025 . [ Paydown ... . 02/25/2035 . [1.A FM ...

. 02/25/2035 . |1.A FM ...

..20977J-AB-2 | 03/25/43 ... . 03/01/2025 . |Paydown ... . 03/25/2043 . [1.A ........
EVERBANK MT( 0004

.. 2097TK-AA=1 | 08/25/43 ....vvviiieiiiiiiiiieeeiiie e . 03/01/2025 . |Paydown . 06/25/2043 . |1.A ........
EVERBANK MORTGAGE LOAN TRUST 2018-1 A1

..20978C-AA-8 | 3.500% 02/25/48 ........evviieiiiiiiiiiiiiiiies . 03/01/2025 . |Paydown ... . 02/25/2048 . |1.A ........

..3140FX-ED-O | FNMA BFO131  3.500% . . |- 03/01/2025 . |Paydoun ... . 08/01/2056 . [1.A ........
FIRSTKEY MORTGAGE TRUST 2015-1 A3

..33767C-AD-9 | 03/25/45 ..vvveeeeeiiiieeeeeeeeeee . 03/01/2025 . [ Paydown . 03/25/2045 . [1.A ........
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FLAGSTAR MORTGAGE TRUST 2018-6RR 1A1  4.000%
..33851F-AA-5 [10/25/48 ...oevvriiiiiiiiiieii . 03/01/2025 . |Paydomn ...covvvnieiiiiniiiniiiiiinn fenieeeeciiiees feeeeeens 11,703 [.oooeeeenens 11,703 |............ 11,500 |oveveennnnns 11,622 |oveeeiinnns [ PO L1 I PO [ PR L1 I PO (U P 11,703 |oeenieiinnnn (1 P [ PO [V 64 |. 10/25/2048 . |1.A ........
FLAGSTAR MORTGAGE TRUST 2020-2 A2  3.000%
..33851K-AC-0 |08/25/50 ... . 03/01/2025 . | Paydown ... . 08/25/2050 . |1.A ........
GE CAPITAL
2 3B15TR-DT-T | ettt . 01/01/2025 . | Paydown . 04/25/2029 . |1.A FM .
GE CAPITAL MTG 1999-HE1 A6  6.700% 04/25/29
2 3B15TR-DT-T | ettt . 03/01/2025 . | Paydown ... . 04/25/2029 .
..36157R-D9-3 [GE CAPITAL MTG 1999-HE M  6.705% 04/25/29 . |. 01/01/2025 . |Paydoun . . 04/25/2029 .
..36157R-D9-3 |GE CAPITAL MTG 1999-HE M  6.705% 04/25/29 . |. 03/01/2025 . |Paydoun ... . 04/25/2029 .
GSR MORTGAGE LOAN TRUST 2004-15F  5.500%
.. 36242D-RF-2 [01/25/26 .ovvvviiiiiiiiiieiiii e . 01/01/2025 . |Paydomn ...covvvnvvviiiinininiiiinnn feieneeeeiiieees oo YT P 75 e 2 PP FE 2 PP [ PR (VN P [ PR (1 P [ [T . (1 P [ PO [V N 0 |. 01/25/2026 . |4.C FM
GSR MORTGAGE LOAN TRUST 2004-15F  5.500%
.. 36242D-RF-2 [01/25/26 .evvvviiiiiiiiiieiciii e . 03/01/2025 . |Paydomn ...ccvvueneriiiiiniiiiniiiins ferineeeeiiiies feeeneeeeiinans 156 [oooiiieiins LI T G} I O LI T PO [ PR (VN P [ PR (VN P [ PR L ECICT PN (VN P [ PO [V N 2 |. 01/25/2026 . |4.C FM
GS MORTGAGE-BACKED SECURITIES 2020-PJ1 A1
.. 36258F-AA-7 [3.500% 05/01/50 ..evvvnriiiiiininiiiiiiiiieieeens . 03/01/2025 . |Paydomn ....evuunviiriiiiiniiiiiiins ferineeereniieees [ 3,493 |t 3,493 [.....ooeeeens 3,562 |[....ccevnnnnn 3,527 [ooonninnnnns 0 s [£5) ) O (U P [ PO [V P 3,493 [ooeiiiiiiinnns (1 P [ PO [V 20 |. 05/01/2050 . |1.A ........
GS MORTGAGE-BACKED SECURITIES 2020-PJ1 A8
..36258F-AH-2 [3.500% 05/01/50 ..evvvvniiviiininniiiiiiiieieeens . 03/01/2025 . |Paydomn ...ccvvunieiiiiiiiiiiiiiinn feneeeeeiiiees feeeeeeens 10,481 |......oeeees 10,481 [ooeeennnnne 10,823 |ovvveennnnns 10,654 |............... 0 s [REL] S (U (174) [eeeeeieiinnnnns (U P 10,481 |oeeiiiiinnnnn (1 P [ PO [V 61 |. 05/01/2050 . |1.A ........
GS MORTGAGE-BACKED SECURITIES 2020-PJ4 A2
..36259V-AB-9 [3.000% 01/25/51 ...evvvviiiiiiiiiiiiiiiiiieeeees . 03/01/2025 . |Paydomn ...ccvvvnniiiiiiiiiniiiiiiinn feneeeeeiiies feeeeeeens 10,998 |........eeet 10,998 |ooeeeeennnns 11,333 | 11,250 |l 0 s (72 1 PO (U (252) |oevvvvnnnns (U P 10,998 |oveeeiiiiinnnnn (1 P [ PO [V 71 | 01/25/2051 . |1.A ........
IMPAC CMB TRUST 2003-9F A1 5.435% 07/25/33
CAB2BAN-FL=6 | .erreneeiiiii e . 01/27/2025 . |Paydomn ...cevuunvieiiiiiiiieiiiiinn forinenereiiineees [ 1,628 [ooiiiiinnnns 1,528 |oeeeninnns 1,314 | 1,526 |oveeiininne [ PR 2 P [ PR 2 | (U1 O 1,628 |oovevines (VN 0 | [V 7 |. 07/25/2033 . |1.A FM .
IMPAC SECURED ASSETS CMN OWNER 2004-2 A5
. 45254T-PL-2 [4.798% 08/25/34 ...covvvvnniiiiiiiiiiiiiiinis . 01/01/2025 . |Paydonn ..covvveiviiiiiiiiiiiiiinn feenieeneeiiinees feeeeeeeens 15,019 |[.....oeeeees 15,019 |oeeeennnns 13,862 |ovvvennnnnns 13,862 |ovvvenniiinnns [ PR (VN P [ PR (1 P (U P 13,862 |ovveniiiinnnnn [V O 1,156 |.......... L I 60 |. 08/25/2034 . |1.AFNM ....
IMPAC SECURED ASSETS CMN OWNER 2004-2 A5
. 45254T-PL-2 [4.798% 08/25/34 ...covvvvniiiiiiiiiiiiiiiiis . 03/01/2025 . |Paydomn ....evvunvieiiiiiininiiiinns feriineeeriniieees [ 9,436 [ooeirrenne 9,436 [.....covnnnns 8,710 [oeerinennns 8,710 [ooeviiiinnnnns [ PR (VN P [ PR (1 P (U1 O 8,710 |oveviiiiinnnn [V PO T21 oveiennnnns 70 P 106 . 08/25/2034 . [1.A FM ....
IMPAC SECURED ASSETS CMN OWNER 2004-2 A6
.. 45254T-PN-0 [4.798% 08/25/34 ...covvvvnniiiiiiiiiiieiiiiis . 01/01/72025 . |Paydonn ..ccvvvnneviiiiiiiiniiiinn feniinneeeiiiies feeeeeniiiis [V [ N [ N (U P [ PR (VN P [ PR (VN P [ (VN (1 P [ PO [V N 0 |. 08/25/2034 . |1.AFN ....
IMPAC SECURED ASSETS CMN OWNER 2004-2 A6
.. 45254T-PM-0 [4.798% 08/25/34 ...covvvvniiiiiiiiiiieiiiiie . 03/01/2025 . |Paydomn ...ccvvunniriiiiiiiiieiiiins fenineeeiiiies feeeeiiiiis [V [ N [ N (U P [ PR (VN P [ PR (1 P [ (VN (1 P [ PO [V N 0 | 08/25/2034 . |1.A FM .
JP MORGAN MORTGAGE TRUST 2019-INV1 A3
..46591D-AC-3 [4.000% 10/25/49 ......evvvviiiiiniiiiiiiiineeees . 03/01/2025 . |Paydomn ...ccvuunvieiiiiiiiiniiiiins foreneeereiiiees [ 1,047 e 1,047 oo 1,069 |ovveniennnns 1,055 | [ PR (VN P [ PR (VN P (U1 O 1,095 |oooeeeeeeiins [V (8) ] eeeeeeeennnn (- PO 7 | 10/25/2049 . |1.A ........
JP MORGAN MORTGAGE TRUST 2020-7 A3  3.000%
. 46591X-AC-9 [01/25/51 oevveniiiiiiiiiiiiii . 03/01/2025 . |Paydomn ...ccvvvnniiiiiiiiiniiiiiiinn feneeeeeiiies feeeeeeens 12,994 |............ 12,994 |............ 13,388 |ooeveennnnns 13,257 |l 0 s (262) |vvvveerennnnns (U (262) |.oovvvnnnnnns (U P 12,994 | (1 P [ PO [V 71 | 01/25/2051 . |1.A ........
JP MORGAN MORTGAGE TRUST 2021-1 A3 2.500%
L AB592E-AC-0 [06/25/51 ovvvvniiiiiiiiiiieiii e . 03/01/2025 . |Paydomn ...ccvvunieiiiiiiiiiiiiiinn feneeeeeiiiees feeeeeeens 25,330 |oeeennnnnns 25,330 [ooeiiiinne P 26,079 |....coeeeennn 0 s (749) |vvvvvvienanans (U (749) |.oovvvnnnns (U P 25,330 [.ooeiiiinnnnnns (1 P [ PO [V 96 |. 06/25/2051 . |1.A ........
JP MORGAN TAXABLE HFA TRUST 2013-2 A 4.000%
L A46641A-AA-3 [08/26/36 ....uviiiiiiiiiiiiiiii . 03/01/2025 . |Paydomn ....cvuuneieiiiiiiniiiiiinnn foriineeereniiees o 8,837 |[oiiiiiinnnns 8,837 | 8,969 |.eevunnnnnns 8,866 [...coevvvnnnns [ PR (VN P [ PR (1 P (U1 O 8,865 [....evvvvrinns [V [2:) ] R () O, 59 |. 08/26/2036 . |1.B FE .
JP MORGAN TAXABLE HFA TRUST 2014-1 A 4.000%
L ABB4TX-AA=3 [ 11/27/38 v . 03/01/2025 . |Paydonn ...ccvvvniiiiiiniiiiiiiiinn feneeeeiiiies feeeeeeens 14,504 |............ 14,594 |............ 15,214 | 14,854 |............... 0 s (260) [cvvvnnnnnnnnnns (U [FZLCI0) ) PO (U P 14,504 ..o (1 P [ PO [V 81 |. 11/27/2038 . |1.B FE .
JP MORGAN MORTGAGE TRUST 2014-2 2A2  3.500%
L 46641Y-AJ-2 [06/25/29 .. ..ovvvnniiiiiiiiii i . 03/01/2025 . |Paydomn ...ccvvvnniiiiiiiiiniiiiiiinn feneeeeeiiies feeeeeeens 21,382 | 21,382 [oeeiiiinne 22,152 [oeeeiiiinnns 21,351 | 0 e ()] R [ R (<) 1 PO (U P AT [V (16) [oeeeeeennnn [RL) 132 | 06/25/2029 . |1.A ........
JP MORGAN MORTGAGE TRUST 2017-3 1A3  3.500%
L ABB4TS-AE-0 [ 08/25/47 .evveniiiiiiiinieeiii e . 03/01/2025 . |Paydomn ....evuunviiriiiiininiiiinns feeneeeeeiiieees [ 2,040 [ooeeieenns 2,040 |inns 2,083 |iiiieinnnns 2,060 |..coovnnnnnnnns [ PR (VN P [ PR (1 P (U1 O 2,060 [.evvvrrnnnnnns [V ()] R (20 FO 11 ). 08/25/2047 . |1.A ........
JP MORGAN MORTGAGE TRUST 2017-2 A13  3.500%
. 46648H-AN-3 [ 05/25/47 ..ovvviiiiiiiiiie e . 03/01/2025 . |Paydomn ...ccvvvnniiiiiiiiiniiiiiiinn feneeeeeiiies feeeeeeens 14,035 [oeeeenne 14,035 |ooeeennnns 14,137 | 14,078 [ooeiiiiinnnnns [ PR (VN P [ PR (1 P (U P 14,078 [oovvvvvvnnnnns [V (44) |oevvnnnnnnns [ F 89 |. 05/25/2047 . |1.A ........
JP MORGAN MORTGAGE TRUST 2018-1 A3 3.500%
.. 46648R-AC-5 [06/25/48 .....evviiiiiiiiiiiiiii . 03/01/2025 . |Paydomn ....cvuunrieiiiiniiiiiiiinns fereeeereiiiees [ 1,841 | 1,841 | 1,847 | 1,842 | [ PR (1 P [ PR (VN P (U PO 1,842 |l (U (D] [ PO 10 |. 06/25/2048 . |1.A ........
JP MORGAN MORTGAGE TRUST 2018-9 A3  4.000%
.. 46649Y-AC-9 [02/25/49 ....covvvniiiiiiii s . 03/01/2025 . |Paydonn ...ccvvueniriiiiiiiiiiiiiiins fernineeeeiiies feeeeeeeiinans 466 [.ooiiiiiinnnnns 466 |.....oovvnnnnnnn 463 |..ooeiiiinns 464 |...ooovnnnnnnns [ PR (VN P [ PO (VN P [ PR 464 [..oooovnnnnnnns (VN P I F T PO 2 |. 02/25/2049 . |1.A ........
JP MORGAN MORTGAGE TRUST 2019-6 A3  3.500%
..46651B-AC-4 [12/25/49 ... covvuiiiiiiiiiiiiiii s . 03/01/2025 . |Paydomn ...eevueiiiiiiiiiniiiiiiiins Joviininiriiiiininens foreeeiiinnns 2,910 oo 2,910 |voeennns 2,956 [....coeennns 2,922 |..ooiiiiiinnnns [U [ I (U T 0 o (U 2,922 |oooiiinnnnnns [ A2) [ (12) |, 21 | 12/25/2049 . |1.A ........
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JP MORGAN MORTGAGE TRUST 2019-9 A5  3.500%
.. 46651Y-AH-3 [ 05/25/50 ...evvvvniiiiiiiiie i . 03/01/2025 . |Paydomn ...covvvnieiiiiniiiniiiiiinn fenieeeeciiiees feeeeeens 23,98 |oeeennnns 23,928 [..oooeene 24,587 |..ocovnnnnns 24,290 [oeeiininnnnnns 0 s (362) |vevverrnnnnnns (U (362) |.oevvvnnnnnnns (U P 23,928 [..oocvvinnnnnns (1 P [ PO [V 145 |. 05/25/2050 . |1.A ........
MILL CITY MORTGAGE TRUST 2017-3 M2  3.250%
..59980C-AF-0 |02/25/58 ... .. |- 03/01/2025 . | Paydoun ... . 02/25/2058 . |1.A ........
NEW CENTURY
..64352V-ED-9 [4.852% 11/25/33 . 01/01/2025 . |Paydonn ..covvveiviiiiiiiiiiiiiinn feenieeneeiiinees feeeeeeeens 17,238 |..ooeeeeeens 17,238 |oeevennnnnns 16,184 |............ 17,185 [ovneinninnnns 0 s (236) |vevverrnnnnns (U (236) |-oevvvvnnnnnns (U P 16,949 |.ooovenns [V PO 288 |t 288 | 70 | 11/25/2033 . |[1.A FM ...
NEW CENTURY HOME EQUITY LOAN 2003-5 Al6
..64352V-ED-9 [4.852% 11/25/33 ..cooiiviiiiiiiiiiie s . 03/01/2025 . |Paydomn .....vuuviiiiiniiniiiiiiiinn foreieeeeiiiieees [ 22,925 |....oooneens 22,95 |ioeiiiinne 21,523 [oeeeiiinne 22,855 [oviiiiiiinnns 0 s (309) |+vevvvrrrnnnns (U (309) |.oevvvnnnnnnns (U P 22,546 |.oooovvinnnnnns [V P 379 |oeeiinns 379 | 234 . 11/25/2033 . [1.A FM ....
ONSLOW BAY FINANCIAL LLC 2023-NaM2 A1
..670843-AA-9 [6.319% 03/25/63 ......evvvniiiiiiiiiiiieiiinis . 03/01/2025 . |Paydomn ...ccvvuniiiiiinininiiiiinn Jeneeeiiiieees foeeeeein 131,696 |........... 131,696 |o.eeennnnn. 132,005 |...cevennns 131,843 |l 0 s [0 (U (147) [oeneeiiiiinnnns (U 131,696 |oovevniieinnnnn (1 P [ PO [V F 1,267 |. 03/25/2063 . |1.A FE ....
OAKS MORTGAGE TRUST 2015-2 A3 3.500%
..B7400A-AC-6 [ 10/25/45 ...oovvvnniiiiiiiiiiei . 03/01/2025 . |Paydomn ...ccvvunieiiiiiiiiiiiiiinn feneeeeeiiiees feeeeeeens 12,693 [ooeiene 12,693 |oeeeennnnns 12,751 | 12,703 |oeeeeiiiiinnne [ PR (VN P [ PR (VN P (U P 12,703 [ovvvviiiinnnns [V (10) oo [ [C) ) O 70 | 10/25/2045 . |1.A ........
ONSLOW BAY FINANCIAL LLC 2023-NoM4 A1
..67448G-AA-1 [6.113% 03/25/63 ...oevvvriiiiiiiiiieiiiiieeees . 01/01/2025 . |Paydonn ..covvveiviiiiiiiiiiiiiinn feenieeneeiiinees feeeeeeeens 27,534 | 27,534 |oceeene P 27,485 |.oooivninnnnnnn [ O 49 | [ R 49 | (U P 27,534 [oooeiiiinnnnnns (1 P [ PO [V 140 |. 03/25/2063 . |1.A ........
ONSLOW BAY FINANCIAL LLC 2023-NoM4 A1
..67448G-AA-1 [6.113% 03/25/63 . 03/01/2025 . | Paydown ... . 03/25/2063 . |1.A ........
..693652-AB-5 |PSMC 2020-2 A2 3.000% 05/25/50 . . 03/01/2025 . | Paydoun . N N . . N . 0| . .0 | .. . 05/25/2050 . |1.A .
..693684-AM-4 |PSMC 2020-1 A12  3.500% 01/25/50 . 03/01/2025 . | Paydoun . . N ..127,882 |. . N . (8, 0| .124,180 . 0| .. . 01/25/2050 . |1.A .
..69374X-AA-8 |PSMC 2019-2 A1 3.500% 10/25/49 . . 03/01/2025 . | Paydoun . N .2, .2, .2, N L2725 | . N . 0| . 2,685 . 0| .. .. 8 |.10/25/2049 . |1.A .
..69375B-AM-9 [PSMC 2019-3 A12  3.500% 11/25/49 .. . 03/01/2025 . | Paydown ... . 11/25/2049 . |1.A ........
POPULAR ABS MORTGAGE PASS-THRO 2005-D A5
.. 73316P-HP-8 3.398% 01/25/36 .....evvvvniviiinnniiiiiininns . 01/01/2025 . |Paydomn ...cevvennvviiiiiiiniiiiiinn feerineeeiiiiies feeeneeeeiinnns 600 fooiiiiiiiiinnns 600 |oierrriiiiinns 565 |.oiiiiiiiinns [ R [ PR (VN P [ PR (1 P [ PR [/ . (1 P I F T PO 2 |. 01/25/2036 . |1.A FM ....
POPULAR ABS MORTGAGE PASS-THRO 2005-D A5
.. 73316P-HP-8 |3.398% 01/25/36 .....evvvvniviiinnniiiiiiniins . 03/01/2025 . |Paydomn ...ccvvueneriiiiiniiiiniiiins ferineeeeiiiies feeeneeeeiinans Lo X N [T R 888 |oeuiiiiiinnnns o [ PR (VN P [ PR (VN P [ PR XIS (1 P LN L3 PN 7 |.01/25/2036 . |1.A FM ....
RENAISSANCE MTG ACCEPTANCE CR 2004-2 AF5
.. 759950-CU-0 |6.558% 07/25/34 ...coevvvnniiiiiiiiiiiiiinis . 01/01/2025 . |Paydomn .ocevvveniriiiiiiiiiiiiiinn feeninneeeiiiiees feeeeeeeens 11,213 |oeeeeens 1,213 | 9,867 |ueevennnnnns 9,867 |.eevvrnnnnnns [ PR (VN P [ PR (VN P [V P 9,867 |ovuniiiiinnnn [V O 1,346 |.......... 1,346 |oveeiiiiiinnnns 33 |[. 07/25/2034 . |[1.A FM ....
RENAISSANCE MTG ACCEPTANCE CR 2004-2 AF5
.. 759950-CU-0 |6.558% 07/25/34 ...coevvvnniiiiiiiiiieiiinis . 03/01/2025 . |Paydomn ...ccvvunieiiiiiiiiiiiiiinn feneeeeeiiiees feeeeeeens 18,749 |...ocoeeeens 18,749 |ooeveennnns 16,497 |oeveennnnns 16,497 |oeveeninnnns [ PR [y I [ PR L3I (U P 16,538 |oveeniiiiinnnn [V O 2,210 |oeeeennnns 2,210 |oeeeiieiiiies 141 | 07/25/2034 . |[1.A FN ...
SEQUOIA MORTGAGE TRUST 2013-5 A2 3.000%
..81745A-AB-3 [06/25/43 ....oovveiiiiiiiie s . 03/01/2025 . |Paydomn ...cevuunvieiiiiiiniiiiiiinn ferieneeereiiieees [ 7,969 [oeeiiiinne 7,969 |ennns 8,107 [oeriiennnn 8,054 |............... 0 s (€157 O (U P (£ PO (U1 O 7,969 [.ooovvinnnnnns (1 P [ PO [V 40 |. 05/25/2043 . |1.A ........
SEQUOIA MORTGAGE TRUST 2013-7 A2  3.000%
..81745C-AB-9 [06/25/43 ...ovvvniiiiiiiiiiici . 03/01/2025 . |Paydomn ....cvuunviiiiiiiiiiiiiiiins fereneeereniiees [ 5,162 [oeeiiiinne 5,162 |vvevennnnnns 5,196 |eevennnnns T VA I A, [ PR (VN P [ PR (VN P (U1 O T T I PO, [V (8) ] eeeeeeeennnn (-1 PO 18 |. 06/25/2043 . |1.A ........
SEQUOIA MORTGAGE TRUST 2017-4 A1 3.500%
L B1745X-AA-5 [Q7/25/47 oevveiiiiiiiiiiiiiii e . 03/01/2025 . |Paydomn ....evuunvieiiiiiiniiiiiiinn ferieneeereniieees [ 4,763 |oeeeiiinn 4,763 |oeeeiinns 4,871 | 4,817 | [ PR (VN P [ PR (1 P (U1 O -2 A P [V (54) [ovvvvnnnnnns (£ FO 18 | 07/25/2047 . |1.A ........
SEQUOIA MORTGAGE TRUST 2017-CH1 A2  3.500%
LB1746H-AB-7 [ 10/25/47 ovvveiiiiiiiieeeeeci e . 03/01/2025 . |Paydomn ...ccevuenieiiiiiniiiiiiiiins ferneeeiiiiies feeeeeeiinan FAE T 775 |ooeiiiiiinns 786 |oveenriiinnnnns 781 | [ PR (VN P [ PR (VN P [ PR 781 foeeeiiiinnnnns [V (6)]eeeeeeeeennn ({1 PO 5 |. 10/25/2047 . |1.A ........
SEQUOIA MORTGAGE TRUST 2018-2 A1 3.500%
..817460-AA-9 [02/25/48 .....evvvniiiiiiiiiiieiii . 03/01/2025 . |Paydonn ...ccvvvniiiiiiniiiiiiiiinn feneeeeiiiies feeeeeeens 19,039 [oeeeeene 19,039 |oeeeeennnns 19,178 |oveennnnnns 19,115 | 0 e ()] R [ R [ PO (U P 19,115 | [V (78) [oereieinnn (WA P 131 |. 02/25/2048 . |1.A ........
SEQUOIA MORTGAGE TRUST 2016-2 A19  3.500%
..81746R-AU-3 [08/25/46 .....evvviiiiiniiiiiiiiie e . 03/01/2025 . |Paydomn ....evvunvieiiiiiininiiiinns feriineeeriniieees [ 3,223 | 3,223 [ooiiiiiinnnns 3,289 [...cceennnnnn 3,265 [.ooeiiiiinnnnns [ PR (VN P [ PR (1 P (U1 O 3,265 |.ooeeeeieennnn [V (42) |ovvvvvnnnnns (73 F 19 |. 08/25/2046 . |1.A ........
SEQUOIA MORTGAGE TRUST 2019-2 A1 4.000%
..81746Y-AA-2 |05/25/49 ... . 03/01/2025 . | Paydown ... . 05/25/2049 . |1.A ........
SEQUOTA MORT .500¢
..B1747C-AA-9 [08/25/49 ....ovvvniiiiiiiiiiiiiii . 03/01/2025 . | Paydoun . 08/25/2049 . |1.A ........
SEQUOIA MORTGAGE TRUST 2018-CH1 A1 4.000%
..81747D-AA-7 |02/25/48 ... . 03/01/2025 . | Paydown ... . 02/25/2048 . |1.A ........
SEQUOTA MORT .
..B1748B-AB-8 [09/25/49 .....ovvvnniiiiiiiiiiieii s . 03/01/2025 . | Paydoun . 09/25/2049 . |1.A ........
SEQUOIA MORTGAGE TRUST 2019-4 A1 3.500%
..81748J-AA-3 | 11/25/49 ... . 03/01/2025 . | Paydown ... . 11/25/2049 . |1.A ........
STRUCTURED .
..86358R-WU-7 [03/25/32 ...iivvvniniiiiiiiiiiiii i . 01/01/2025 . | Paydown . 03/25/2032 . |[1.A FNM ...
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STRUCTURED ASSET SEC CORP 2002-3 B1  6.500%
..86358R-WU-7 | 03/25/32 oo . 03/01/2025 . |Paydown ........cooeeeiiiiiniiiniiins fenniiiiiiiiiiiiiins feiiiiin, 5,979 |oveviiinnnns 5,979 [ooiinnnnne 5,976 ... 5,91 |l 0 e (VO 0 | (VO 0 e 5,961 | [V 8 | B | 78 . 03/25/2032 . |1.A FM ...
STRUCTURED ASSET SECURITIES 2003-25XS A5
..86359A-K3-6 |6.120% 08/25/33 . 01/01/2025 . | Paydoun ... ....6,378 4,335 e 4335 | .4,33% |.. . 08/25/2033 . [1.A FM ....
STRUCTURED ASSET SEC!
..86359A-K3-6 |6.120% 08/25/33 ...ooovvriiiiiiiiiiiiii . 03/01/2025 . |Paydoun .........coeeeiiiiiiiiinniins feniniiiiiiiiiiiiins foiiiiii, 9,457 |oerviiinnns 9,457 |[oiinnnnnn 6,429 [...ceennnnn 6,429 [...ccoounnnnnnn 0 e (VO 0 | (VO 0 e 6,429 . 08/25/2033 . [1.A FM ....
TOWD POINT MORTGAGE TRUST 2022-4 A1 3.750%
..89180Y-AA-8 |09/25/62 .....ceeeviiiiiiiiiiiee . 03/01/2025 . |Paydown ........cooeeeieiiiiiinnnnins fonniiiiiiiiiiiiiins feiiiiin 188,273 |[........... 188,273 |........... 178,962 |.......... 179,677 |ovvvvvrenennns 0 |eeeenns 8,596 |............... 0 eeeeenn 8,596 |............... 0 s 188,273 . 09/25/2062 . [1.A ........
VERUS SECURITIZATION TRUST 2022-5 A1 3.800%
. O24921-AA-T | 04/25/87 cooovveeiiiiiiiiiiiiii . 03/01/2025 . |Paydoun ........cooeeeeiiiiiiiiinnins fonieiiiiiiiiiiiinns foiiiii 61,098 [............ 61,098 |............ 59,788 |............ 60,106 |..eevvvvrrnnns 0 s 990 |ovvreriiiinnns [V ST 990 |overeriiiinnns 0 s 61,09 |........... (VN 0 | [V 325 |. 04/25/2067 . |1.A FE .
VERUS SECURITIZATION TRUST 2023-1 A3 6.900%
.. 92530B-AC-6 | 12/25/67 .ooovveeiieiiiiiiiiieie . 0170172025 . |Paydoun .......cooeeeiiiiiiiiiiininns foviiiiiiiiiiiiiiins foiiiinn 18,3%6 |[...cevnneee 18,3% |............ 18,391 |............ 18,359 |l 0 e 37 foeiiiniinnns [V OO 37 foeiiiiniinnns 0 s 18,396 [ovvvvvvvrnnnnns (VN 0 | [V 106 |. 12/25/2067 . |1.B ........
VERUS SECURITIZATION TRUST 2023-1 A3 6.900%
.. 92530B-AC-6 | 12/25/67 .ooovveeiieiiiiiiiiieiee . 03/01/2025 . |Paydoun ........oooeeeiiiiiiiiiinnnns foniiiiiiiiiiiiiiins feiiiiin 79,209 |........... 79,200 [oennnnnne 79,187 |eveeeennnnns 79,049 |.............L 0 s 160 |.oooeeeeenns [V ST 160 |..ooeeeeenns 0 s 79,209 [ooeeiiiiiinnns (VN 0 | [V 1,311 |. 12/25/2067 . [1.B ........
VERUS SECURITIZATION TRUST 2023-INV1 A3
.. 92530F-AC-7 |6.758% 02/25/68 .......eevvvvvviiiriiiniiiiiiiiinns . 0170172025 . |Paydoun .......cooeeeiieiiiiininninns foviiiiiiiiiiiiiinns foiiiiin, 63,265 |............ 63,265 |............ 63,401 |............ 63,283 |.......eeeens 0 s (18) oo [V ST (18) oo 0 s 63,265 [...cceeiiinnnn (VN 0 | [V 356 |. 02/25/2068 . [1.C ........
VERUS SECURITIZATION TRUST 2023-INV1 A3
.. 92530F-AC-7 |6.758% 02/25/68 .......evvvvvviriiiiiiiiiiiiiiiinnns . 03/01/2025 . |Paydown ........cooeeeieiiiiiinnnnins fonniiiiiiiiiiiiiins feiiiiin 172,000 |.......... 172,000 |........... 172,369 |........... 172,088 |oeevveeneenns 0 s (48) [cvvvvvnnnnnnnn [V ST (48) [cvvvvvnnnnnnnnn 0 eeeeenn 172,000 |..ovvvvvvnnnes (VN 0 | [V 2,273 |. 02/25/2068 . |1.C ........
VERUS SECURITIZATION TRUST 2023-3 A3  6.743%
.. 92539G-AC-5 |03/25/68 .....orviiiiiiiiiiiiiii . 0170172025 . |Paydoun .......cooeeeiiiiiiiiiiininns foviiiiiiiiiiiiiiins foiiiinn 19,025 |........... 19,025 |............ 19,025 |............ 18,988 [....evvvvnnnees 0 e 37 foeiiiniinnns [V OO 37 foeiiiiniinnns 0 s 19,025 | (VN 0 | [V 107 |. 03/25/2068 . |1.A ........
VERUS SECURITIZATION TRUST 2023-3 A3  6.743%
.. 92539G-AC-5 |03/25/68 .....oovviiiiiiiiiiiiiie . 03/01/2025 . |Paydoun .........ooeeeiiiiiiiniinnins foniiniiiiiiiiiiiins feiiiin 30,834 |........... 30,834 |eeiiiiins 30,834 [..eeennnen. 39,757 |oeeeiiiniens 0 e VLT 0 e VLT F 0 s 30,834 [oooiiiiinns (VN 0 | [V 558 |. 03/25/2068 . [1.A ........
VERUS SECURITIZATION TRUST 2023-INV2 A3
..92540B-AC-3 |7.079% 08/25/68 .........evvvvrvvrrrnnnnnininninnnns . 0170172025 . |Paydoun .......cooeeeiieiiiiininninns foviiiiiiiiiiiiiinns foiiiiin, 15,631 [oeeennnee 15,631 |............ 15,631 |............ 15,605 |............... [V OO P2 0 e 27 foeiinininnnns 0 s 15,631 [oovvveiniinnns (VN 0 | [V 92 |. 08/25/2068 . 1.B ........
VERUS SECURITIZATION TRUST 2023-INV2 A3
..92540B-AC-3 |7.079% 08/25/68 .........evvvvrvvrrrnnnnninnnnnnnnns . 03/01/2025 . |Paydoun ........cooeeeeiiiiiiiiinnins fonieiiiiiiiiiiiinns foiiiii 30,288 [o.eevnnnnnns 30,288 [....evennnn 30,288 |............ 30,236 |...ooeeeennnns 0 e L7 IO 0 e 7 IO 0 s 30,288 |oooeiieeennns (VN 0 | [V 406 |. 08/25/2068 . 1.B ........
WASHINGTON MUTUAL 2003-AR11 B1  6.712%
L 92020F-JJ-8 | 10/25/33 ooeiiiiiii . 03/01/2025 . |Paydoun ........ocoeeeiiiiiiiiinniins foniniiiiiiiiiiiinns feiiiiiii, £ A 7% | L\ O [S52  FO, 0 e P 0 | 2 0 e K A [V 243 |l 2 O 11 1. 10/25/2033 . |1.A FM .
WELLS FARGO MRTG BACKED SEC 2019-3 A1
..940831-AA-9 13.500% 07/25/49 ......oooeeeiiiiiiiii . 03/01/2025 . |Paydoun .........ooeeeiiiieniiinnnnns fonniiiniiiiiiiiinns feiiiiiin, 4,950 [oeeiiiiinnns 4,950 [ouiinnnnns 5,019 |l 4,999 [ 0 s [E12) ) FE [V ST [E12) ) FE 0 e 4,950 |oooeiiininnns (VN 0 | [V 24 1. 07/25/2049 . (1.A ........
WELLS FARGO MORTGAGE BACKED 2018-1 A17
.. 94989U-AS-0 |3.500% 07/25/47 .oovvvveiiiiiiiiiiiiiiiiiiieis . 03/01/2025 . |Paydoun ........cooeeeiiiiiniiiniiins fenniniiiiiiiiiiiins feiiiiin, 7,262 |eeeereennns 7,262 |oooeeennnn 6,929 [...cccunnnnn 7,080 [o.evuiiinnnnnns 0 s L7 RO [V ST L7 RO 0 e A7 R (VN 0 | [V 44 1. 07/25/2047 . (1.A ........
WELLS FARGO MORTGAGE BACKED 2019-4 A5
..95002F-AE-4 |3.500% 09/25/49 ....cceoiiiiiiiiiiiiiiiiiiin . 03/01/2025 . |Paydoun .........ooeeeiiiiiiiniinnins foniiniiiiiiiiiiiins feiiiin 20,427 |l 20,427 |evevvrennns 30,179 |l 20,851 |, 0 s (75 1 (U (75 1 0 s 20,427 [oeeiiiiiinnnn (VN 0 | [V 170 |. 09/25/2049 . |1.A ........
WELLS FARGO MRTG BACKED SEC 2019-2 A1
..95002J-AA-4 14.000% 04/25/49 .......cooeeiiiiiiiiiiiii . 03/01/2025 . |Paydown ........cooeeeiiiiiniiinnnins foniiiiiiiiiiiiiiins feiiiiin, 5,967 |eeereeennns 5,97 |..ooeeens 5,730 |eeeeiienns 5,731 |l 0 s 27 |eveeeriiinnnnns [V ST 27 |eveeeriiinnnnns 0 e 5,967 |.oooeeiiennnnn (VN 0 | [V 33 | 04/25/2049 . [1.A ........
WELLS FARGO MORTGAGE BACKED SE 2020-3 A1
..95002T-AA-2 |3.000% 06/25/50 ....eevvvvvrvrrrrrrrririiniinnnnnns . 03/01/2025 . |Paydoun .........ooeeeiiiiiiiniinnins foniiniiiiiiiiiiiins feiiiin 12,324 |oeeeeeens 12,324 | 12,729 |............ 12,552 [oeeiininnnnns 0 s (72:) 1 P (U (72:) 1 P 0 s 12,324 |l (VN 0 | [V 49 |. 06/25/2050 . [1.A ........
WINWATER MORTGAGE LOAN TRUST 2014-1 A1
..97652P-AA-9 |3.928% 06/27/44 .......ooeoiiiiiiiii . 03/01/2025 . |Paydoun ........oooviiiiiiiiniinninns foiiiiiiiiii, . 06/27/2044 . (1.A ........
WINWATER MORTGAGE LOAN TRUST 2015-1 A4
..97652T-AD-5 |3.500% 01/20/45 .. |. 03/01/2025 . [Paydown . .. . 01/20/2045 . [1.A ........
1059999999. Subtotal - Asset-Backed Securities - Financial Asset-Backed - Self-Liquidating - Non-
Agency Residential Mortgage-Backed Securities (Unaffiliated) 2,332,807 2,333,693 2,278,168 2,281,254 544 21,729 0 22,213 0 2,303,520 0 29,289 29,289 18,588 XXX XXX
JP MORGAN MORTGAGE TRUST 2023-4 1A2  6.000%
..466560-AA-0 | 11/25/53 .oooeiiiiiiiii . 0170172025 . |Paydoun .......cooeveiiiiiiiinnninins fenniniiiiiiiiiiinns feiiiiin, 87,617 |............ 87,617 |............ 87,329 |............ 87,312 | 0 s 305 |oveveiiiiinnns [V ST 305 |ovvviiiiiinnns 0 s 87,617 [ovvvvivinnnns (VN 0 | [V 438 | 11/25/2083 . [1.A ........
JP MORGAN MORTGAGE TRUST 2023-4 1A2  6.000%
..466560-AA-0 | 11/25/53 .ooeeeiiiiiiiii . 03/01/2025 . |Paydown ........ccoeeeiiiiiiiinnnnnns fonnniiiiiiiiiiiiins foiiinin 161,451 [........... 161,451 |........... 160,922 |.......... 160,890 [....evvvrrnenns 0 Joeeeeenns 562 |oveveiiiiinnns [ SRR 562 |oveviiiiiinnns 0 Jeeiinns 161,451 |l (VO 0 e [V 2,004 |. 11/25/2083 . [1.A ........
VELOCITY COMMERCIAL CAPITAL LO 2018-1 A
..92257A-AB-0 |3.590% 04/25/48 ....ccooiiiiiiiiiiiiiiiiiin . 03/01/2025 . |Paydoun ........oooeeeiiiiiiiininnnns foniiniiiiiiiiiiinns feiiiin 34,930 |............ 34,930 |oeerrinnnns 34,918 |............ 34,857 |oeeeiiiiinns 0 e 72 [oiiininnnns 0 e 72 [oiininnnns [V TR 34,930 [oeiiiiiiinnns (VO 0 | U 218 |. 04/25/2048 . [1.A FE .
VELOCITY COMMERCIAL CAPITAL LO 2019-2 A
.. 92257N-AA-4 |3.130% 07/25/49 .. . 03/01/2025 . | Paydoun ... . 07/25/2049 . [1.A FE .
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VELOCITY COMMERCIAL CAPITAL LO 2023-4 A
.. 92250H-AA-5 | 7.670% 11/25/83 ..vvvvvvriiiiiiiiiiiiiiiiiiiiiiees . 03/01/2025 . |Paydown ......ooeeeeiiiiiiiiiiiiiiees Jovvviiiiiiiiiiiiiies foiiinns 58,732 ... 58,732 [..ccounnnnn. [ N 58,640 |...oooeeeennn. 0 Joeeeeeeeeens (272 0 Joeeeeeeeeenn (272 0 Joeeeeeennn 58,732 [oeeiiiiiinnnnn [ 0 Joeeeeeiieenn [ 731 ). 11/25/2063 . [1.A FE ....
1079999999. Subtotal - Asset-Backed Securities - Financial Asset-Backed - Self-Liquidating - Non-
Agency Commercial Mortgage-Backed Securities (Unaffiliated) 376,229 375,392 375,145 0 1,085 0 1,085 0 376,229 0 0 0 3,586 XXX XXX
ASIF Funding I-Term Loan Private Debt-
..00263*-AB-8 |Revolver  6.900% 07/26/28 .. . |- 02/07/2025 . | Redemption 100.0000 ....oow ferrvevnnmnnnniiinnnn foennn 4,741,834 [l 4,741,834 |........ 4,741,834 [ 4,741,834 [0 0 0 0 0 4,741,834 |.. . 07/26/2028 . [1.F PL ....
BLACKROCK DLF IX 2020-1 A-1
2 0926TH=AA=2 | e . 01/17/2025 . | Paydoun ... 1,452,162 |.... . 07/21/2030 . |1.A FE ..
..09261W-AN-4 | BLACKROCK DLF 1X 2020-1 W 2.500% 07/21/30 |. 01/17/2025 . | Paydoun . 49,036 |.. . 07/21/2030 . [3.C FE ..
CRESCENT DIRECT LENDING FD Il NOTE ~ 5.000%
L 225740-AA-T 101729731 (oo . 01/23/2025 . | Various ..........eeeeeeveeenennennes forveenennnnniiiinens foreeen 1,217,933 |........ 1,217,933 |........ 1,217,938 |........ 1,025,888 |....ccceennnnn [V (VR [V (VR [V R 1,217,983 [oeeeeiininnne (VO [V [V 10,549 |. 01/29/2031 . (2.B PL ....
GOLUB CAPITAL PARTNERS FUNDING 2021-2A B
..38178X-AC-7 |83.994% 10/20/29 ... . 01/20/2025 . |Paydoun .......cooeeviiiiiiiiiiiiinns feviiiiiiiiiiiiiiees [ 157,173 foeeeeeeee 157,173 |l 157,173 |oveeeees 157,173 |eveeeiiiiiees [V (VR [V (VR [V R 157,173 |t (VO [V [V 1,569 |. 10/20/2029 . [2.B FE ....
IRONWOOD CAPITAL PARTNERS V NOTE ~ 5.000%
L. 46331#-AA-7 | 08/31/36 .oevvvviiiiiiiiiiiiiiiiieeeees . 03/20/2025 . | Redemption 100.0000 ...ooen founnmminiiiiiiiiin oo 142,664 |........... 142,664 |........... 142,664 |........... 142,664 |............... [V (VR [V (VR [V R 142,664 |............... (VO [V [V 1,284 |. 08/31/2036 . [2.A PL ....
OWL ROCK CLO LTD 2022-7A A2 5.000% 07/20/33
LBY121B-AC-8 | e . 02/28/2025 . |Paydoun ........ooooeiiiiiiiiiiiinins feiiiiiiiiiiiiiiiins [ 2,000,000 |........ 2,000,000 |........ 2,000,000 |........ 2,000,000 |.ooeeieienenns [V (VR [V (VR [V R 2,000,000 |..ooeeereennns (VO [V [V 35,556 . 07/20/2033 . |1.A FE ....
OWL ROCK CLO LTD 2022-7A B2  5.710% 07/20/33
LB9121B-AG-9 | e . 03/01/2025 . |Paydoun .......ooooeeiiiiiiiiiiiiiins foiiiiiiiiiiiiiiiies [ 6,000,000 |........ 6,000,000 |........ 6,000,000 |........ 6,000,000 |......ccevennns [V (VR [V (VR [V R 6,000,000 |......ceeennnns (VO [V [V 121,813 |. 07/20/2033 . 1.C FE ....
PineBridge Private Credit Il Note A 7.563%
.. 72305%-AA-9 | 08/31/32 oooeiiiiiiiiiiiii . 03/28/2025 . | Redemption 100.0000 ...eeee founmminiiiiiiiiiiis oo 27,336 |ooooeeenns 27,336 [oennnnnnee 27,336 |ooeeeeennns 2,13 | [V (VR [V (VR [V R 27,336 [oooeiiiiiennnn (VO [V [V 427 |. 08/31/2032 . (2.B PL ...
PineBridge Private Credit |1l Note B 8.813%
L. 72805%-AB-7 | 08/31/32 ooeeeiiiiiiiiiii . 03/28/2025 . | Redemption 100.0000 ...oeen founmmniiiiiiiiiis oo 12,425 |oooeeeeens 12,425 |............ 12,425 |............ 10,053 |ttt [V (VR [V (VR [V R 12,425 | (VO [V [V 231 |. 08/31/2032 . [2.C FE ....
BRIGHTWOOD CAPITAL MM CLO LTD. 2020-1A AR
.. 10048V-BA-2 | 7.471% 01/15/31 ..oevvvviiiiiiiiiiiiiiniiiieiiianes . 01/15/2025 . |Paydoun .......cooeeiiiiiiiiiiiiiinns fovieiiiiiiiiiiiiens feeiiee 21,411 | 271,411 | 271,411 | 271,411 | [V (VR [V (VR [V R 271,411 |l (VO [V [V 5,069 |. 01/15/2031 . [1.A FE .
GOLDEN TREE LOAN MANAGEMENT 2018-3A B2R
..38138B-A0-3 |2.194% 04/20/30 .....cooevviiiiiiiiiiiiii, . 02/20/2025 . |Paydoun ........coooeiiiiiiiiiiinnins feiiiiiiiiiiiiiieies [ 5,000,000 |........ 5,000,000 |........ 5,000,000 |........ 5,000,000 |..ccoeererennns [V (VR [V (VR [V R 5,000,000 |...coeereennns (VO [V [V 34,434 . 04/20/2030 . |1.C FE .
GOLUB CAPITAL PARTNERS CLO LTD 2022-61A C2
..381738-A0-6 |6.540% 07/25/35 .....oooeviiiiiiiiiiii . 01/25/2025 . |Paydoun .......ocooeeiiiiiiiiiiiiiins feiiiiiiiiiiiiieiins [ 8,000,000 |........ 8,000,000 |........ 8,000,000 |........ 8,000,000 |......cevvnnnnn [V (VR [V (VR [V R 8,000,000 |....cceeeennns (VO [V [V 106,093 |. 07/25/2035 . [1.F FE .
GOLUB CAPITAL PARTNERS ABS FUN 2019-1 AR
..38178M1-AA-5 |3.100% 07/20/30 .....evvvvvvrmrennnnnnnnninnnnnnnnns . 01/20/2025 . |Paydoun .......cooeeviiiiiiiiiiiiinns feviiiiiiiiiiiiiiees [ 324,419 |...........324,419 |..........324,419 |........... 324,419 |ooeiiiiiinnns [V (VR [V (VR [V R 324,419 |oeeeiiinnnnes (VO [V [V 2,514 |. 07/20/2030 . |1.F FE .
GOLUB CAPITAL PARTNERS CLO LTD 2021-59A B2
..38179G-AG-4 |3.219% 01/20/34 . 03/20/2025 . | Paydoun ... . 3,500,000 . 3,499,897 |.... .46,944 |. 01/20/2034 . [1.C FE ..
..50203V-AC-5 |LJVI 2022-1A A2 3.590% 04/28/34 .. .. |. 01/28/2025 . | Paydoun . .. ... 42,315 ... 42,315 |.... ...380 |. 04/28/2034 . [1.A FE .
1099999999. Subtotal - Asset-Backed Securities - Financial Asset-Backed - Self-Liquidating - Non-
Agency - CLOs/CBOs/CDOs (Unaffiliated) 32,938,708 32,938,708 32,938,654 32,738,965 0 103 0 103 0 32,938,708 0 0 0 412,458 XXX XXX
ABPCI DIRECT LENDING FUND ABS 2020-1A A
..00090T-AA-5 |3.199% 12/20/30 .. . 01/20/2025 . | Paydoun ... .. 182,190 182,190 182,190 |...........182,190 |.... .182,190 |.. .. 1,457 |. 12/20/2030 . 1.F FE .
AXIS EQUIPMENT FIN
..03236X-AB-3 |5.300% 06/21/28 ......cevvvvvviiiiiiiiiiiiiiiiiines . 03/20/2025 . |Paydown .........ccoeeieiiiiiiinnnnns foniiniiiiiiiiiiiins foniinin 190,681 |.......... 190,681 |........... 190,965 |........... 190,898 |...ccvvvvreenns 0 s (41 A 0 s (41 A 0 eeeeenn 190,681 [...evvvvvnnnns (VN 0 | [V 1,697 |. 06/21/2028 . [1.A FE .
AQUA FINANCE TRUST 2019A A 3.140% 07/16/40
038370-AA-0 | oevreneeeeeii e . 03/15/2025 . |Paydoun .........ooeeeeiiiiiiiiininns foniiniiiiiiiiiiinns foiiiiin 10,992 |ooeeeeeens 10,992 |............ 10,990 |............ 10,992 |............... 0 e (VO 0 | (VO 0 s 10,992 | (VN 0 | [V 56 . 07/16/2040 . |1.A FE ....
AQUA FINANCE TRUST 2019-A B 3.470% 07/16/40
038370-AB-8 | .evveneeiiiiie e . 03/15/2025 . |Paydown .........oooeeieeiiiiinnnnnns fonniiiiiiiiiiiiiins foiiiinn 199,204 |........... 199,204 |........... 199,186 |........... 199,190 | 0 e LT R 0 e LT R 0 s 199,204 [..ocoeeiinnnnn (VN 0 | [V 1,126 |. 07/16/2040 . [1.B FE ....
AQUA FINANCE TRUST 2020-AA A 1.900%
..038413-AA-8 | 07/17/46 ...ovvvvvriiiiiiiiiiiiiiiiiiiiis . 03/17/2025 . |Paydoun ........cooeeeiiiiiiiiiinnnns foniiiiiniiiiiiiiins feiiiin, 19,413 |oeeeennes 19,413 |.......... 19,409 |............ 19,413 |l 0 e (VO 0 | (VO 0 s 19,413 | (VN 0 | [V 60 (. 07/17/2046 .|1.A FE .
AQUA FINANCE TRUST 2020-AA B 2.790%
..038413-AB-6 | 07/17/46 ....vvvvvvviiiiiiiiiiiiiiiiiiiiiiiis . 03/17/2025 . |Paydown .........ooeevieiiiiiinninnns foniiiiiiiiiiiiiiins foiiiinn 101,484 |........... 101,484 |........... 101,452 |.......... 101,478 |oovevveennnns 0 | [ 0 e [ 0 s 101,484 ..ol (VO 0 | U 460 |. 07/17/2046 . (1.B FE .
ARBYS FUNDING LLC 2020-1A A2  3.237%
..038779-AB-0 07/30/50 evvvvvvrrriiiiiiiiiiiiiiiiiiiiiiiiiiiiiaes . 01/30/2025 . |Paydown ......ooeeeeiiiiiiiiiiiiiiees fovvviiiiiiiiiiiiiies foviiiiinn, 2,500 oiieerrrenns 2,500 J.ooeeenn. 2,500 ..o 2,500 |.ooeeieennn 0l [ 0l [ [ PO 2,500 |oooieiiinnnns [ 0l [ 20 |. 07/30/2050 . |2.C FE ....
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BXG RECEIVABLES NOTE TRUST 2018-A B 3.950%
..05607U-AB-5 |02/02/34 ...ccooeeiiiiiiiiii . 03/02/2025 . |Paydoun .........coeeeeiiiiiiiiinnnns foniiniiiiiiiiiiinns foiiiin 43,516 |............ 43,516 [.....oeeeeee 43,509 [o..evvnnnee 43,514 [oiiiininnns 0 e P 0 | 2 0 s 43,516 [ooeeeiiiennnn (VN 0 | [V 282 |. 02/02/2034 . [1.F FE ....

BXG RECEIVABLES NOTE TRUST 2018-A C
..05607U-AC-3 | 02/02/34 ...
BXG RECEIVAL

. 02/02/2034 . |2.C FE ....

. 03/02/2025 . |Paydown ...

..05608T-AB-7 |02/28/36 ....cuvvveeeeeiiiiiiieeeeiiiiice e . 03/28/2025 . [Paydown .....ooovvieeiiiiiiiiiiieens fiieeeeeiiiiees | 163,732 il 163,732 | 163,707 | 163,718 | 0 forreeeiinns L FOPUP 0 forreeeiinnns LI FOPUI 0 foreeeenns 163,732 |oevvieenns (U IO 0 foreeeieiinnns [V FOPO 629 . 02/28/2036 . |1.G FE ....
BXG RECEIVABLES NOTE TRUST 2020-A C  4.220%

..05608T-AC-5 |02/28/36 ...eouvvveeeeeniiiiiieeeeiiiiece e . 03/28/2025 . [Paydown .....covuviiiiiiiiiiiiieens i e 81,866 |............ 81,866 |........... 81,864 ... 81,862 [coeiiiiiinnnn 0 foreeeiiiinnns [ IO [ OO [ IO 0 foreeianns 81,866 [.....cconnnns (U IO 0 foreeeieiinnns [V PO 533 | 02/28/2036 . |2.A FE ....
BXG RECEIVABLES NOTE TRUST 2022-A B 4.610%

. 12434K-AB-2 | 09/28/37 .ot . 03/28/2025 . [Paydown .....coouviiiiiiiiiiiiiniens fiiieeeeniiies e 139,3% |..cveeein 139,3% |........... 139,362 |........... 139,373 |ovveiiennnns 0 forreeeiinns 2 | 0 forreeiiinns 2 | 0 foreeeenns 139,3% [.veeeeiinnnes (U IO 0 foreeeieiinnns [ PP 1,068 |. 09/28/2037 . 1.G FE ....
CARVANA AUTOS RECEIVABLES TRUS 2022-N1 C

.. 14686G-AD-8 |3.320% 12/11/28 .ooeeeiiiiiiiieiiiiiceees . 03/10/2025 . [Paydown ....ccoviviiiiiiiiiiiiieens Joeniiiieeeeeiiies | 21,564 | 21,564 |............ 21,561 |..oveeenn. 21,562 |oiiiiiinnn 0 foreeeiiiinnns LI PR 0 forreeieiinnns LI 0 foreeianns 21,564 |.vveeeienns (U IO 0 foreeeieiinnns [V FOPO 179 |. 12/11/2028 . [1.C FE ....
CARVANA AUTOS RECEIVABLES TRUS 2022-N1 C

.. 14686G-AD-8 |3.320% 12/11/28 ..ooveiiiiiiiiiiiiiiieees . 02/10/2025 . [Paydown .....covvviiiiiiiiiiiiiieens Joeniiieeeeniiies | 44,964 ...l 44,964 |............ 44,959 f............ 44,961 | 0 foreeeiiiinnns [ PPN 0 forreeieiinnns [ PPN 0 foreeianns 44,964 |..ooeeeeennns (U IO 0 foreeeieiinnns [V FOPO 187 | 12/11/2028 . |1.D FE ....
COINSTAR FUNDING, LLC 2017-1A A2 5.216%

. 19260M-AA-4 | 04/25/47 ...t . 01725/2025 . [Paydown .....oouvviiiieiiiiiiiiiiens foiiiiieeeniiiees i 7,500 fooieiienn. 7,500 | 7,500 |oooeiiinens 7,500 [oeeeeiiiiinnns 0 foreeeiiiinnns (U IO [ OO (U IO 0 foreiiianns 7,500 [oreeeieiiinns (U IO 0 foreeeieiinnns (U O 98 |. 04/25/2047 . [2.C FE ....
COLLEGE AVE STUDENT LOANS 2017-A A2 3.750%

.. 194204-AB-9 | 11/26/46 ..ot . 03/25/2025 . [Paydown .....oooiviiiiiiiiiiiiiieens Jiiieeeeeiiies | 22,416 | 2,416 |..oeeennnn. 22,407 |...oeenenn. 22,414 [ 0 foreeeiiiinnns 2 [ [ OO 2 [ 0 foreeianns 22,416 |.reeeeenns (U IO 0 foreeeieiinnns [V FOPO 136 |. 11/26/2046 . (1.B FE ....
COLLEGE AVE STUDENT LOANS 2019-A A2 3.280%

L 19421U-AB-0 | 12/28/48 .o . 03/25/2025 . [Paydown .....cooiviiiiiiiiiiiiieens Joeiieeeeeeiiies | 48,928 |l 48,928 |............ 48,910 |..oveeeenn. 48,918 |oiiiiiennn. 0 forreeeiinns 10 [ 0 forreeeiinnns 10 [ 0 foreeianns 48,928 |...ovieeiennnn (U IO 0 foreeeieiinnns [V FOPO 253 | 12/28/2048 . |1.A FE ...
COLLEGE AVE STUDENT LOANS 2021-A B 2.320%

L 19424K-AC-7 | 07/25/51 oo . 03/25/2025 . [Paydown .....coouviiiiiiiiiiiiieens i | 48,065 [............ 48,065 |............ 48,044 |............ 48,054 |iiiiiinnn. 0 forreeeiinns LRI 0 forreeeiinnns LRI R 0 foreeianns 48,065 |..ooiiiiieenns (U IO 0 foreeeieiinnns [V FOPO 187 |. 07/25/2051 . |1.C FE ....
COLLEGE AVE STUDENT LOANS 2021-A C  2.920%

. 19424K-AD-5 | 07/25/51 oo . 03/25/2025 . [Paydown .....cooiiiiiiiiiiiiiiiiees i [ 94,955 ... 94,955 ... 94,912 [ 94,931 [oveiieiiinis 0 forreeeiinns 2 | 0 forreeiiinns 24 | 0 foreeianns 94,955 [ooeiiiiiinns (U IO 0 foreeeieiinnns [V FOPO 465 . 07/25/2051 . |1.F FE ...
COMMONBOND STUDENT LOAN TRUST 2016-A A1

..20267T-AA-0 | 3.320% 05/25/40 ..evvveeeieiiiiiiiieeeiiiieen . 03/25/2025 . [Paydown .....oooiviiiiiiiiiiiiiieens Jiiieeeeeiiies | 20,808 |............ 20,808 |.....oeeenn PAUR: [V R 20,807 [cueeiiiiiannns 0 foreeeiiiinnns LI PR [ OO LI 0 foreeianns 20,808 |...ocuviienns (U IO 0 foreeeieiinnns [V FOPO 113 |. 05/25/2040 . [1.A FE ....
COMMONBOND STUDENT LOAN TRUST 2016-B A1

..20267U-AA-7 | 2.730% 10/25/40 .ooeeineiiiiiiieiiiiiieees . 03/25/2025 . [Paydown .....occuvviiiiiiiiiiiiiiens s i 9,578 fovieiiinis 9,578 | 9,575 |uviiiennn 9,577 |eeeeeiiiinnnn 0 foreeeiiiinnns LI PR 0 forreeieiinnns LI 0 foreiiianns 9,578 |oeeeiiiiiien (U IO 0 foreeeieiinnns (U PO 41 | 10/25/2040 . [1.A FE ....
COMMONBOND STUDENT LOAN TRUST 2018-BGS A1

..20268M-AA-4 | 3.560% 09/25/45 .......oeeiiiiiiiiiiiieiiiiiees . 03/25/2025 . [Paydown .....coouviiiiiiiiiiiiieens i | 20,032 | 20,082 fo.oeeeennne 19,804 |...eeeis 19,995 |...ooeeniis 0 foreeeiiiinnns [ IO 0 forreeieiinnns [ IO 0 foreeianns 20,000 |.coiiiiinenns [V PO 72 R R | 116 |. 09/25/2045 . |1.A FE ...
COMMONBOND STUDENT LOAN TRUST 2018-AGS B

..20269D-AC-9 |3.580% 02/25/44 .......oeviiiiiiiiiiiiieiiiie . 03/25/2025 . [Paydown .....cooiviiiiiiiiiiiiieens Joeiieeeeeeiiies | 73,800 f....coeen. 73,800 |..ceieens 73,768 |..ccccnnne 73,790 |oiiiiiaannne 0 forreeeiinns 10 [ 0 forreeeiinnns 10 [ 0 foreeianns 73,800 |.oeoiiiiieenns (U IO 0 foreeeieiinnns [V FOPO 470 |. 02/25/2044 . |1.B FE ....
DIAMOND RESORTS OWNER TRUST 2021-1A C

.. 25273C-AC-4 | 2.700% 11/21/33 weevveiiiiiiiiiiiiiiieees . 03/20/2025 . [Paydown .....coouviiiiiiiiiiiiieens foeiiiieeeeeiiies | 38,793 | 38,793 |.vveeennnn 38,792 |..veeeennn. 38,792 | 0 foreeeiiiinnns LI PR 0 forreeieiinnns LI 0 foreeianns 38,793 [ (U IO 0 foreeeieiinnns [V FOPO 169 |. 11/21/2033 . [2.B FE ....
DRIVEN BRANDS FUNDING, LLC 2020-1A A2

..26200X-AA-9 | 3.786% 07/20/50 ....eevveiiiiiiiiiiiiiiiieee . 0172072025 . [Paydown .....oovviieiieiiiiiiiiinns foiiieeeeeiiiiees i 2,500 foeieiinnns 2,500 |.oooiienns 2,500 |o.ooiiiiens 2,500 [oieeiiiiiinnns 0 foreeeiiiinnns (U IO 0 forreeieiinnns (U IO 0 foreiiianns 2,500 |.ooiiiiiennn (U IO 0 foreeeieiinnns (U PO 24 [, 07/20/2050 . |2.C FE ....
DRIVEN BRANDS FUNDING, LLC 2020-2A A2

.. 26209X-AC-5 |3.237% 01/20/51 ..evveviiiiiiiieiiiiiieeees . 0172072025 . [Paydown ....coouvvvieiieiiiiiiiienns foiiiieeeeiiiiees i 7,500 foiiiiennn 7,500 | 7,500 |oooeeiinnnns 7,500 [oeeeeiiiiinnns 0 foreeeiiiinnns (U IO 0 forreeieiinnns (U IO 0 foreiiianns 7,500 [oreeeieiinnns (U IO 0 foreeeieiinnns (U PO 61 |. 01/20/2051 . [2.C FE ....
DRIVEN BRANDS FUNDING, LLC 2021-1A A2

.. 26209X-AD-3 | 2.791% 10/20/51 ..eoveeiiiiiiiiiiii s . 0172072025 . [Paydown ....coovuvviiiiiiiiiiiiieens Joeniiiieeeeeniiies e 16,250 |............ 16,250 |....oveees 16,250 |...cvveeens 16,250 |..ocvveeennn. 0 foreeeiiiinnns (U IO 0 forreeieiinnns (U IO 0 foreeianns 16,250 [oooeeeennnnns (U IO 0 foreeeieiinnns [V FOPO 113 |. 10/20/2051 . [2.C FE ....
DRIVEN BRANDS FUNDING, LLC 2022-1A A2

..26200X-AF-8 | 7.393% 10/20/52 .. . 01/20/2025 . [Paydown . 25,000 25,000 25,000 |. . 10/20/2052 . [2.C FE ..

..28924A-AB-7 | ELM TRUST 2020-4A .286% . . 03/20/2025 . (Paydown . .. 249,687 ..249,687 ..249,687 |. . 10/20/2029 . [1.F FE ..

..289338-AB-1 | ELM TRUST 2020-3A A2  2.954% 08/20/29 ....... . 03/20/2025 . |Paydown ... .. 115,748 115,748 115,746 |.... . 08/20/2029 . [1.F FE ..
EXETER AUTOMOBILE RECEIVABLES 2022-3A C

..30166Y-AE-2 |5.300% 09/15/27 . 03/15/2025 . [Paydown ....cooviiiiiiiiiiiiiiieens i | 1,401,461 |........ 1,401,461 |........ 1,394,779 |.... . 09/15/2027 . |1.A FE ...

FOUNDATION FINANCE TI 6704
.. 30042A-AA-1 | 12/15/43 e . 03/15/2025 . [Paydown .....oovuviiiiieniiiiiiiiees i [ 33,992 [oveeeenn. 33,992 oo 33,769 |............ 33,851 |oeviiiiannne 0 foreeeans 141 | 0 foreeians 141 | 0 foreeianns 33,992 [oeeiiiiiinns (U IO 0 foreeeieiinnns [V FOPO 318 |[. 12/15/2043 . |1.A FE ....
GLS AUTO RECEIVABLES TRUST 2022-1A C

..36263X-AE-3 | 02/16/27 ... . 03/15/2025 . |Paydown ... .. 825,002 f........... 825,092 |.......... 825,015 |...........825,018 [.... .825,002 |. . 02/16/2027 . [1.A FE ..
..38081E-AA-Q | GOLDEN BEAR . . 03/20/2025 . (Paydown . 24,039 24,039 24,039 |. 24,039 |. 24,039 . 09/20/2047 . [1.A FE ..
..38217K-AA-2 | GOODGREEN TRUST 2016-1A A . 03/15/2025 . [Paydoun ... ... 16,722 ... 16,722 ...16,714 |............16,718 |.... 16,719 |.. . 10/15/2052 . [1.A FE ..
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HIN TIMESHARE TRUST 2020-A B 2.230%
.. 40430H-AB-5 | 10/09/39 ...oooiiiiiiiiiiiii . 03/09/2025 . |Paydoun ..........ooeeeiiiiiiiinnnnns feviiiiiiiiiiiiiinns feiiiin 79,865 [.....eenen. 79,865 |[..ennnnne 79,844 |............ 79,856 |...cooeieennn 0 e [ 0 | [ 0 s 79,865 |.ooooeeiinenns (VN 0 | [V 311 |. 10/09/2039 . 1.F FE ....

HIN TIMESHARE TRUST 2020-A C  3.420%
.. 4043%H-AC-3 | 10/09/39 ...
CKE RESTAUR

. 10/09/2039 . |2.B FE ....

. 03/09/2025 . |Paydown ...

..411707-AH-5 |3.981% 12/20/50 . 03/20/2025 . [Paydown .....coouviiiiiiiiiiiiieens foeiiiieeeeeiiies | 10,000 |.ccevveens 10,000 [oeeeeennns 10,000 f.......ee 10,000 [oeevreeennnnns 0 foreeeiiiinnns (U IO 0 forreeieiinnns (U IO 0 foreeianns 10,000 [..vvveeeiennne (U IO 0 foreeeieiinnns [V FOPO 100 |. 12/20/2050 . |2.B FE ....
HERO FUNDING TRUST 2015-1A A 3.840%

LA2TTOL-AA=1 1 09/20/40 .o . 03/20/2025 . [Paydown .....oouvviiiieiiiiiiiiiens [ i 5,065 [ooocceennns 5,065 |..occiiinins 5,062 |..ceeuinnns 5,063 [oeeiiiiiinnnn 0 foreeeiiiinnns (U IO [ OO (U IO 0 foreiiianns 5,063 |..coiiiiiiinnn (U IO L I T 1ol 34 (. 09/20/2040 . |1.A FE ....
HERO FUNDING TRUST 2014-2A A 3.990%

A27700-AA-0 | 09/21740 oo . 03/20/2025 . [Paydown .....covuviiiiiiiiiiiiieens foeniiieeeeeiiies e 15,042 [ 15,042 |ooiieens 15,082 | 15,087 | 0 foreeeiiiinnns [ PPN [ OO [ PN 0 foreeianns 15,042 i (U IO 0 foreeeieiinnns [V FOPO 300 [. 09/21/2040 . |1.A FE ....
HILTON GRAND VACATIONS TRUST 2022-1D B

..43283B-AB-9 |4.100% 06/20/34 .......ccevviiiiiiiiiiiiiee e . 03/20/2025 . [Paydown .....coouviiiiiiiiiiiiieens foeniieeeeeeiiies | 67,054 |............ 67,054 |............ 67,043 |............ 67,046 ....occnnnens 0 foreeeiiiinnns [ IO 0 forreeieiinnns [ IO 0 foreeianns 67,054 |..oooiiiiinns (U IO 0 foreeeieiinnns [V FOPO 409 |. 06/20/2034 . |1.G FE ....
HILTON GRAND VACATIONS TRUST 2018-AA B

..43284B-AB-8 |3.700% 02/25/32 ....ccuvvviiaeiiiiiiiiaeieiiin . 03/25/2025 . [Paydown .....coouviiiiiiiiiiiiieens i | 42,361 | 2,361 [eeeennn. 42,351 oo 42,357 [oeeiieeannns 0 foreeeiiiinnns [ IO 0 forreeieiinnns [ IO 0 foreeianns 42,361 [ (U IO 0 foreeeieiinnns [V FOPO 252 | 02/25/2032 . |1.F FE ...
HILTON GRAND VACATIONS TRUST 2018-AA C

..43284B-AC-6 |4.000% 02/25/32 ....ccuvvviiieiiiiiiiiaeeiiiies . 03/25/2025 . [Paydown .....oooiviiiiiiiiiiiiinens i | 42,361 | 42,361 [veeeennne 42,357 foeereennns 42,358 [oveiieiinnns 0 foreeeiiiinnns [ PPN [ OO [ PPN 0 foreeianns 42,361 [ (U IO 0 foreeeieiinnns [V PO 272 |. 02/25/2032 . |2.B FE ...
HENDERSON RECEIVABLES LLC 2010-3A A 3.820%

L 4BB16M-AA-8 | 12/15/48 oo . 03/15/2025 . [Paydown .....ooviviiiiiiiiiiiiieens Joeiieeeeeniiies | 16,575 |[..oeeeennn. 16,575 |.occvveens 16,572 |...ceneis 16,574 |..oovveeennn 0 foreeeiiiinnns LI PR [ OO LI 0 foreeianns 16,575 [ooeeeeennnnns (U IO 0 foreeeieiinnns [V FOPO 109 |. 12/15/2048 . [1.A FE ....
HENDERSON RECEIVABLES LLC 2015-1A A 3.260%

..46618L-AA-8 | 09/15/72 oo .. |- 03/15/2025 . |Paydown ... . 09/15/2072 . [1.A FE ..

. 10/20/2037 .

1
..55400E-A MVIOT 2020-1A B 2.730% 10/20/37 .. 1.
. 10/20/2037 . |2.B FE ....
1
1

8
B-5 . 03/20/2025 . (Paydown .
..55400E-AC-3 | MVWOT 2020-1A C  4.210% 10/20/37 ..
1
9

. 03/20/2025 . (Paydown .

..55400K-AB-1 | MVW OWNER TRUST 2021-2A B 1.830% 05/20/39 |. 03/20/2025 . | Paydown . R . 114, ..107, K . 107,837 |. 114,457 . 05/20/2039 . [1.F FE ..

..55400U-AB-9 | MVW OWNER TRUST 2022-1A B 4.400% 11/21/39 |. 03/20/2025 . | Paydoun ... oo foeeeenn 181, e ..ooeeen. 181,685 ... 181,702 |.. . 11/21/2039 . |1.F FE .
MARYLAND ST CMNTY DEV ADMIN DE  3.242%

5TH19R-L8-6 | 09/01/48 ..o . 02/28/2025 . |Redemption 100.0000 ..oeee forreeeieiiiiiiiies Lo 65,000 |........... 65,000 |.....ceeenn 65,000 [............ 65,000 [o.ocooiuiinnnns 0 foreeeiiiinnns (U IO [ OO (U IO 0 foreeianns 65,000 |....ocuvvieenns (U IO 0 foreeeieiinnns [ PP 1,036 (. 09/01/2048 .|1.B FE ....
MID STATE TRUST SERIES 11 A1 4.864%

..505490-AA=1 | 07/15/38 woeeeeiiiiiieeiiiie e . 03/15/2025 . [Paydown .....oouviieiiiiiiiiiiiiens foiieeeeeeiiiens o 132,568 |l 132,568 |........... 129,086 |........... 132,309 |..vveeeeennns 0 foreeeans 259 [oveiiiiiins 0 foreeians 259 [oeeiiiiinis 0 foreeeenns 132,568 |.uvveeeennns (U IO 0 foreeeieiinnns [V FOPO 958 |. 07/15/2038 . |1.E FE ....
MONROE CAPTAL INCOME PLUS ABS 2022-1A A

..61033V-AB-0 |4.050% 03/30/32 ....cevvvvriieiiiiiiiiee e . 01/22/2025 . |Paydown ... 185,286 182,282 |.... . 03/30/2032 . |1.F FE ...

..62848P-AB-6 | MVW OWNER TRUST 2023-1A B 5.420% 10/20/40 |. 03/20/2025 . | Paydoun ... . 10/20/2040 . |1.F FE ...

NOTHING BUNDT CAKES 2021-1 A2 2.989%%

269,988 269,984 |....

..62878Y-AA-2 | 07/30/51 .ooeineiiiiiiii . 0173072025 . [Paydown .....cccevviiiiiiiiiiiiiiin i e 5,000 |oeerrennn. 5,000 |.oceineens 5,000 |..coeunnenns 5,000 [oooeenninnns 0 foreiieiniis (O IR 0 foreiiiiinis (O IR 0 [ 5,000 foerrieennnes [ IR [V OSTR (O O 37 | 07/30/2051 . 2.C FE ....
NAVIENT STUDENT LOAN TRUST 2023-A A 5.510%

..638961-AA-0 | 10/15/32 oooeeiiiiiiee s . 03/15/2025 . [Paydown ......cccviiiiiiiiiiiiiiins s e 202,910 |eeeeens 202,910 |........... 202,616 |........... 202,691 |..ooeeeennnnns 0 fooeeeennns 219 [ 0 foeeeennes 219 [ 0 [ 202,910 |oevveeeennns [ IR [V O, [ PR 1,858 . 10/15/2032 . |1.A FE ....
NAVIENT STUDENT LOAN TRUST 2016-AA A2A

..63930N-AB-9 |3.910% 12/15/45 ....cceuviiiiii . 03/15/2025 . [Paydown ......cccviiiiiiiiiiiiins s e 38,512 |l 38,512 oo 38,494 f............ 38,507 |curiiinnnnn. 0 foreiieiniis 7 IR 0 foreiiiiinis 7 IR 0 foeeeennns 38,512 [, [ IR [V OSTR 0 [, 252 |. 12/15/2045 . |1.A FE ...
NEIGHBORLY ISSUER LLC 2022-1A A2~ 3.695%

..B401BN-AC-1 | 01/30/52 .o . 0173072025 . [Paydown ......cccuviiiiiiiiiiiiiiies i e 12,500 |............ 12,500 |............ 12,500 |............ 12,500 |.....ooeeeeen. 0 foreiieiniis (O IR 0 foreiiiiinis (O IR 0 foeeeennns 12,500 foeeeeennnns [ IR [V O, 0 [, 115 |. 01/30/2052 . 2.B FE ....
OXFORD FINANCE FUNDING TRUST 2020-1A A2

..69144A-AA-7 |3.101% 02/15/28 ...ooeeienniiiiiiiiiiiieeee . 02/15/2025 . [Paydown ......cccuviiiiiiiiiiiiiins s e 682,768 |.......... 682,768 |.......... 682,768 |.......... 682,768 |............... 0 foreiieiniis (O IR 0 foreiiiiinis (O IR 0 foeeennes 682,768 |............... [ IR [V OSTR [ PR 3,217 |. 02/15/2028 . |1.F FE ...
OXFORD FINANCE FUNDING TRUST 2022-1A A2

..69145B-AA-4 |3.602% 02/15/30 ....cceeuuiiiiiiiiiiiiiiees . 03/15/2025 . [Paydown ......cccviiiiiiiiiiiiiiins s e 916,410 |........... 916,410 |........... 916,410 |........... 916,410 |.evveeeennn. 0 foreiieiniis (O IR 0 foreiiiiinis (O IR 0 [ 916,410 |....oeeeennn. [ IR [V O, [ PR 6,035 |. 02/15/2030 . |1.F FE ...
PLANET FITNESS MASTER ISSUER 2019-1A A2

..72703P-AC-7 |3.858% 12/05/49 ......ceevviiiiiiiiiiiceiaes . 03/05/2025 . [Paydown ......cceviiiieiiiiiiiiiies [ e 8,750 |.ceerennn. 8,750 |.oeeeenneens 8,750 |ooceeennnens 8,750 |oeeeeniinnns 0 foreiieiniis (O IR 0 foreiiiiinis (O IR 0 [ 8,750 [oeereeennns [ IR [V OSTR (O O 84 |. 12/05/2049 . [2.B FE ....
PLANET FITNESS MASTER ISSUER 2022-1A A2I

..72703P-AD-5 |3.251% 12/05/51 ..ooeeeiiiiiieiiiiiceis . 03/05/2025 . [Paydown ......cccueiiiiiiiiiiiieins i e 16,250 |............ 16,260 |............ 16,250 |............ 16,250 |.....oeeeeen. 0 foreiieiniis (O IR 0 foreiiiiinis (O IR 0 foeeeennns 16,250 |...oooennnes [ IR [V OSTR 0 [, 132 |. 12/05/2051 . 2.B FE ....
PLANET FITNESS MASTER ISSUER 2022-1A A211

..72703P-AE-3 |4.008% 12/05/51 ....oeeieiiiiiiiiiiiiiieees . 03/05/2025 . [Paydown ......cceviiiiiiiiiiiiiiies [ e 5,000 |oeerrennn. 5,000 |..cccnneens 5,000 |..coeunnens 5,000 [oeoeiniinnns [V O [ IR 0 foreeieeniis (O IR 0 [ 5,000 foerrieennnes (O IO 0 foreeieinnies (0 IO 50 |. 12/05/2051 . [2.B FE ....
SCF EQUIPMENT TRUST LLC 2021-1A D 1.930%

..783897-AF-8 |00/20/30 ...covevriiiieiiiiiie e . 03/20/2025 . [Paydown ......cccuveiiiiiiiiiiiiiens s e 602,199 |........... 602,199 |.......... 602,107 |........... 602,165 |............... 0 forereeennnns 35 | 0 foreeeeennns 35 | 0 foeeeenns 602,199 |............... [ IR [V O, [ R 2,618 |. 09/20/2030 . |1.C FE ....

SERVICEMASTER BRANDS 2020-1 A2l 2.841%
_81761T-AA-3 1 01/30/51 woveeeiiieeeeiiie e . 01/30/2025 . [Paydown .....oecvveeeeeiiiiiiiieees oo e 7,500 feeen.... 7,500 | 7,500 J..ounneen 7,500 .ooeennneens 0 [t 0 loeeeeinees [ OO, 0 loeeeeines 0 [ 7,500 foeeeeennnnnnns 0 loeeeeiee 0 [, 0 looeeiie. 53 |. 01/30/2051 .|2.C FE ....
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SERVICEMASTER BRANDS 2020-1 A2I1  3.337%
LB81761T-AC-9 [01/30/51 evveeiiiiiiiiii i . 01/30/2025 . |Paydomn ....evuuniiiiiiiiiieiiiiinn feeeeeeiiiees [ 7,500 fooiiiiiinnnns 7,500 |iieiinnnnnns 7,500 |veeeennnnnns 7,500 |ooveeiinnnnnns [ PR (VN P [ PR (VN P [V P 7,500 |oeeenieiiinnnn (1 P [ PO [V 63 |. 01/30/2051 . |2.C FE ....
SERVICEMASTER BRANDS 2021-1 A2I1  3.113%
. 81761T-AG-0 |07/30/51 ... .. |- 01/30/2025 . | Paydown ... ....8,750 8,750 ... .8,750 |.. . 07/30/2051 . |2.C FE ....
SIERRA RECE
..826525-AB-3 [2.320% 07/20/37 . 03/20/2025 . |Paydomn ...ccvvunniiiiiiniiiieiiiinn fenieeeeiiiies feeeeeeens 39,287 |oeeennnnnnn 39,287 |...ccovnnnnn 39,276 |.....cevnnnn 39,282 [.ooiiiiinnnnnn [ PR L3 P [ PR L3 P (U P 39,287 [.ooeeivinnnnnns (1 P [ PO [V 146 |. 07/20/2037 . |1.F FE ....
SIERRA RECEIVABLES FUNDING CO 2020-2A C
..826525-AC-1 [83.510% 07/20/37 evvvveiiiiiiiiiiiiiiiiiiceeeees . 03/20/2025 . |Paydomn ...cevvunniiiiiiiiiiiiiiiinn feeneeeeiiiies feeeeeeeens 26,191 [............ 26,191 |......oeeees 26,188 |oevvnnnnnns 26,189 |....covvnnnnnnn [ PR 2 P [ PR 2 | (U P 26,191 | (VN P [ PO [V 147 |. 07/20/2037 .|2.B FE ....
SIERRA RECEIVABLES FUNDING CO 2023-1A B
..826943-AB-8 [5.830% 01/20/40 ...evvvviiiiiiniiiiiiiiiiieeeees . 03/20/2025 . |Paydomn ...ccvvvnniiiiiiiiiiiiiiiinn fenieeeeeiiies feeeeeeeens 73,79 | 73,794 |.oooeinnnnns 73,778 |eveennnnns 73,781 | [ O LT PO [ R LT PO (U P 73,79 |[ooooiiinnnnnnns (1 P [ PO [V 707 |. 01/20/2040 . |1.F FE ....
STERLING BANK TRUST FSB 2004-1  2.101%
..859245-AA-0 [04/26/26 ....eevviiiiiiiiiiiiiii . 03/26/2025 . |Paydomn ...ccvvunniiiiiiniiiiiiiiiinn feninneeeiiiies feeeeeiiii [V (U FO, 4,330 [oooiiiiinnnnnns LX) A 0 s (438) |vvvevrrnnnnns (U X1 [ (VN (1 P [ PO [V 237 |. 04/26/2026 . |1.C ........
TIDEWATER AUTO RECEIVABLES TRU 2020-AA D
..88641W-AE-9 [2.310% 03/15/27 .ovvveniiiiiiiiiiiieiiiiieeees . 03/15/2025 . |Paydomn ...ccvveneiiiiiiininiiiiinn Jeneeeiiiieees foeneein 403,166 |........... 403,166 |........... 403,033 |........... 403,166 |...eeuunnnne [ PR (VN P [ PR (1 P (U PR 403,166 |.....ounnnnnnnn (1 P [ PO [V F 1,339 |. 03/15/2027 . |1.B FE ....
UNITED CAPITAL MARKETS 2003-A  2.300%
..902635-AA-9 [ 11/08/27 ....ooiiviiiiiiiiiiie e . 03/25/2025 . |Paydomn ....cevunniiiiiiiiiiiiniiiinn fenneeeeiiies feeeiiii [V (U P o724 B R, 874 |oveeiriiiinns 0 s (37) [ervvnnnnnnnnnns (U P (37) fervvnnnnnnnnnns [ PR 838 |iiiiiiiiees [V (838) [cvvvvrnnnnn (838) [cevvvvennnnnnnne 161 [. 11/08/2027 . [1.A FE ....
VCP RRL ABS | LTD 2021-1A B 2.848% 10/20/31
L O2243R-AC-8 | .errenieiiii e . 01/20/2025 . |Paydoun ....cevunveviiiinininiiiinen foveeeeeeeiiiinnenes [ 226,175 [0l 226,176 |l 226,175 el 226,175 [0 [ (VN P [ PR (1 P (U R 226,175 . 10/20/2031 . 2.B FE ....
VIRGINIA HOUSING DEV AUTH 2013 SERIES B
..92812U-K5-6 |2.750% 04/25/42 .. . 03/01/2025 . | Redemption 100.0000 ....... .8,879 |.. . 04/25/2042 . |1.A FE ....

VIRGINIA HOUSING Df

..928120-05-0 |Taxable ~ 3.250% 06/25/42 ............cevvvvvnnns . 03/25/2025 . | Redemption 100.0000 ...ovvn fornnnniiiiiiii foeeiins 49,632 |........... 49,632 |oieevrrnnns 49,632 [.vvvvnnnnne 49,632 [ovvviiininnnns 0 e (VO 0 | (VO 0 s 49,632 [.ooeiiiiiiennn (VN 0 | [V 275 |. 06/25/2042 . (1.A FE ....
WENDYS FUNDING LLC 2022-1A A211  4.535%

..95058X-AP-3 | 03/15/52 ... . 03/15/2025 . | Paydoun ... . 03/15/2052 . (2.B FE ....
WESTLAKE AU

..96042V-AF-6 |4.850% 09/15/27 . 03/15/2025 . |Paydown .........ccoeeieeiiiiiinnnnns fonniiiiiiiniiiieins foiiinnn 594,198 |........... 594,198 |........... 594,127 |..evennnne 594,132 |oevviiiiiinns 0 e 66 |....oeeeenn 0 e 66 |....oeeeenn 0 s 594,198 [.....vvviiinnns (VN 0 | [V 5,866 |. 09/15/2027 . [1.C FE ....
ZAXBY'S FUNDING LLC 2021-1A A2 3.238%

..98920M-AA-0 | 07/30/51 evvvviiiiiiiiiiiiiiiiiiieeeeeeeeee s . 0173072025 . |Paydown ........cooeeeiiiiiiiiinniins feniiiiiiiiiiiiiinns feiiiii, 7,500 [oonnnnnne 7,500 |oooeoieeens 7,500 |ooeeeeeeenns 7,500 |oooeeieeeenns 0 e (VO 0 | (VO 0 e 7,500 [ovvvevrnnnnnnns (VN 0 | [V 61 (. 07/30/2051 .|2.B FE ....
INDUSTRIAL DPR FUNDING LTD 2016-1A 3  5.235%

..45605P-AM-0 | 04/15/26 .ooovviiiiiiiiii . 01/15/2025 . | Redemption 100.0000 ....oun fornnmniiiiiii foeeens 198,344 |........... 198,344 |........... 198,344 |........... 198,344 |............... 0 e (VO 0 | (VO 0 s 198,344 [...cccoeennnnn (VN 0 | [V 2,596 |. 04/15/2026 .|2.B FE ....
MONROE CAPITAL ABS FUNDING LTD 2021-1A A2

..610331-AA-8 |2.815% 04/22/31 ..ooovvveeeeeeeeeeeiieeeeeeeeee . 01/22/2025 . |Paydown .....ooeeveeeiiieiiiiiiiiiees Jevvviiiiiiiiiiiiiies foiiinn, 275,728 |........... 275,723 |.....ee... 275,728 |........... 275,723 |.ccoinnnnnnnn. 0 Joeeeeeiieenns [ 0 Joeeeeeieeenn [ [ PO 275,723 |.vvvvvvnnnnnns [ 0 Joeeeeeiieenn [ 1,940 |. 04/22/2031 . [1.F FE ....

1119999999. Subtotal - Asset-Backed Securities - Financial Asset-Backed - Self-Liquidating - Other

Financial Asset-Backed Securities - Self-Liquidating (Unaffiliated) 10,117,862 10,117,862 10,101,569 10,109,583 0 9,076 0 9,076 0 10,118,661 0 (799) (799) 70,649 XXX XXX

BLACKBIRD CAPITAL AIRCRAFT 2016-1A A 4.213%

..00228Y-AB-8 | 12/16/41 ..oovvviiiiiiiiiiiiiiiiiiieee . 03/15/2025 . |Paydown ..........ooeeeeeiiiinnnnnnns foniniiiiiiiiiiiiins foiiinin 246,494 |........... 246,49 |........... 246,493 |........... 246,494 |...oovvennnnns 0 e (VO 0 | (VO 0 s 246,494 |......oovnnins (VN 0 | [V 1,954 |. 12/16/2041 . |1.G FE ....
BLACKBIRD CAPITAL AIRCRAFT 2016-1A B 5.682%

..00228Y-AC-6 | 12/16/41 ..oovvviiiiiiiiiiiiiiiiiiiiieeeee . 03/15/2025 . |Paydoun .........cooeeeiiiiiiiiinnnns foniiniiiiiiiniiinns feiiiin 45,881 [ooeeeennne 45,881 [...eeneennee 45,879 |............ 45,881 |l 0 e (VO 0 | (VO 0 s 45,881 |.oooeeeenens (VN 0 | [V 460 |. 12/16/2041 . [2.C FE ....
CAPITAL AUTOMOTIVE REIT 2020-1A A5  3.480%

L A2610H-AE-0 | 02/15/50 oveveiiiiiiiiiii . 03/17/2025 . | Paydown . 02/15/2050 . (1.E FE ....
CAPITAL AUTOMOTIVE REIT 2021-1A A4 2.760%

L 12510H-AN-0 | 08/15/51 evvveiiiiiiiiiiiiiiiieecceeceeeeeees . 03/17/2025 . | Paydown . 08/15/2051 . [1.E FE ....
CAPITAL AUTOMOTIVE REIT 2023-1A A2 6.500%

LA2610H-AT=7 1 09/15/53 oo . 03/17/2025 . | Paydoun ... . . I . 09/15/2053 . [1.E FE .

.. 12563L-AN-7 | CLI FUNDING LLC 2020-1A A 2.080% 09/18/45 |. 03/17/2025 . | Paydoun . . 111,375 111,324 | 111,34 . 09/18/2045 . [1.F FE .

..12563L-AS-6 | CLI FUNDING LLC 2020-3A A 2.070% 10/18/45 |. 03/18/2025 . |Paydoun . 87,500 87,482 |. 87,489 |. . 10/18/2045 . [1.F FE ..

..12563L-AT-4 |CLI FUNDING LLC 2020-3A B 3.300% 10/18/45 [. 03/18/2025 . |Paydoun ... .. 52,500 ...52,478 |............52,486 |.... . 10/18/2045 . [2.B FE ..
CLI FUNDING LLC 2022-1A B1 ~ 3.120% 01/18/47

. 01/18/2047 .
. 06/18/2048 .

S A2B65K-AF=4 | oo . 03/18/2025 . |Paydoun ...
.. 12565K-AH-0 | CLI FUNDING LLC 2023-1A B 7.480% 06/18/48 |. 03/18/2025 . | Paydoun ...
CASTLELAKE AIRCRAFT SECURITIZA 2019-1A A
.. 14855M-AA-6 ]3.967% 04/15/39 ...ooovvviieiiiiiiiiiiiiiiiie . 03/15/2025 . [Paydown .....oooovvviiiiiiiiiiiiiins Joviiiiiiiiiiiiiies i 59,008 |........... 59,008 |........... 59,008 |............ 59,006

.. 60,000

. ...59,986 |....
.. 98,750

...98,265 |....

...50,988 |....
..98,376 |....

. 04/15/2039 . |2.B FE ....
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GBX LEASING 2022-1 LLC 2023-1A A 6.420%
..361528-AC-6 | 11/20/53 .ooovviiiiiiiiiiiii . 03/20/2025 . |Paydoun ..........ooeeiiiiiiiininnnns fevnnnininiiiiiiiinn [ 4,69 [, 46% |............ 4,693 | 4,694 | 0 e P 0 | 2 [0 4696 | (VN 0 | [V 50 . 11/20/2053 . |1.C FE ....
GLOBAL SC FINANCE SRL 2020-1A A 2.170%
.. 37959P-AA-5 | 10/17/40 ... .. |- 03/01/2025 . |Paydoun ... . 10/17/2040 . (1.F FE ....
GLOBAL SC F . 260
.. 37959P-AC-1 | 11/19/40 ooevvvviiiiiiiiiiiiiiiiiiieccececee . 03/17/2025 . |Paydoun ........oooeeeiiiiiiiniinnins feniiiiiiiiiiiiiinns foiiiin, 77,036 [oevvennnes 77,06 |............ 77,006 |eevvveenns 77,018 |oveveviiiennns 0 e B | 0 e B | 0 s 77,036 |ooeeeeeennnns (VN 0 | [V 285 |. 11/19/2040 . [1.F FE ....
GLOBAL SC FINANCE SRL 2020-2A B 3.320%
.. 37950P-AD-9 | 11/19/40 .oovvvviiiiiiiiiiiiiiiiiiiieeee . 03/17/2025 . |Paydoun ........oooeeiiiiiiiiniinnnns foniiiiiiiiiiiiiiens feiiiin 25,678 [ouuvennnnns 25,678 |[..ccunnnnen 25,671 |l 25,674 |...ooeeeeens 0 e L 0 | L 0 s 25,678 |ooveeieeeiens (VO 0 | [V 139 [. 11/19/2040 . |2.A FE ....
HORIZON AIRCRAFT FINANCE | LTD 2019-1 A
..44040H-AA-0 |3.721% 07/15/39 .oovviiiiiiiiiiiiii . 03/15/2025 . |Paydown ..........ooeeeeiiiiinnniinns foniniiiiiiiiiiiiins foiiinn 770,320 |oeeeeeennns 770,320 |.......... 770,316 |........... 770,203 [o.evvvnnnnnnnne 0 e T 0 | T 0 s 770,293 |.oooeiiieennns [V P R P O 2,730 |. 07/15/2039 . [2.C FE ....
HORIZON AIRCRAFT FINANCE | LTD 2019-2 A
..44040J-AA-6 |3.425% 11/15/39 ooeeiiiiiiiiiiiii . 03/15/2025 . |Paydown ..........ooeeeeeiiiiinnnnnns foniiiiiiiiiiiiiiins foiiinin 144,980 |........... 144,980 |........... 144,976 |........... 144,972 |l 0 e [ 0 | [ 0 s 144,980 |..oooeeeeeens (VN 0 | [V 840 |. 11/15/2039 . [2.C FE ....

INSTAR LEASING |11 LLC 2021-1A A~ 2.300%

..45783N-AA-5 | 02/15/54 . 03/15/2025 . |Paydown ... ...25,181 |............25,189 |.... ..25,195 |.. . 02/15/2054 . |1.F FE ....
...89,000 |.... . 04/15/2044 . |1.G FE ...

.. 25,19

...25,1%

..46651N-AA-2 | JOL AIR 2019-1 A 3.967% 04/15/44 . ... |- 03/15/2025 . | Paydoun ... .. 89,000 ...89,000 ...88,994 |.... ..89,000 |..
JBLU UT 2024 Pass Thr Trust Aircraft MSN 5417

..46658F-AB-0 | 6.790% 04/23/28 . 01/23/2025 . |Redemption 100.0000 ....... .. 29,042 ...29,042 ..29,042 |eeeeee. 29,042 | ..29,042 |.. . 04/23/2028 . |2.A PL ....
JBLU UT 2024 Pass Thr Trust Aircraft MSN 5349

..46658F-AC-8 |6.805% 12/20/27 ....ccoiiuiiiiiiiiiiiiiiee e . 03/20/2025 . |Redemption 100.0000 ..oooe feureeiiiiiiiiiiies ot 34,019 | 34,019 |............ 34,019 |............ 34,019 | 0 foreeeiiiiins (O IO [ OO (O O 0 fooeeeanne 34,019 [eeeeennne (O O 0 foreeeiiiiinas [\ IO 583 |. 12/20/2027 . |2.A PL ...
JBLU UT 2024 Pass Thr Trust Aircraft MSN

..46658F-AD-6 | 10120  6.790% 07/23/36 ... . 01/23/2025 . |Redemption 100.0000 ....... .. 13,784 .. 13,784 |.... . 07/23/2036 . |2.A PL ....
JBLU UT 2024 Pass Thr Trust

..46658F-AE-4 | 11336 6.805% 06/20/36 .......cccervuurreeaennee . 03/20/2025 . |Redemption 100.0000 ..oooes feureeieiiiiiiiiies o 14,730 |ooeeeeen 14,730 e 14,730 . 06/20/2036 . |2.B PL ....
JBLU UT 2024 Pass Thr Trust Aircraft MSN

..46658F-AF-1 | 11397  6.813% 05/31/36 ... . 02/28/2025 . |Redemption 100.0000 ....... .. 14,639 .. 14,639 |.... . 05/31/2036 . |2.A PL ....

JBLU UT 2024 Pass Thr Trust

..46658F-AG-9 | 11513 6.813% 05/31/36 .....ceeriuriiiiaiinnns . 02/28/2025 . |Redemption 100.0000 ..oooe feureeiiiiiiiiiiies ot 15,186 |............ 15,186 [............ 15,186 |............ 15,186 [ceveeeernnees 0 foreeeiiiiins (O IO [ OO (O O 0 fooeeeanne 15,186 |o.ooeeeeuennns (O O 0 foreeeiiiiinas [\ IO 269 |. 05/31/2036 . |2.A PL ....
JBLU UT 2024 Pass Thr Trust Aircraft MSN

..46658F-AH-7 | 11861  6.813% 05/31/36 ......ooeverriuurianennnne . 02/28/2025 . |Redemption 100.0000 ..oooes feureeieiiiiiiiiies o 15,357 |oeeiieeee 15,357 |oeeeiieenns 15,357 oo 15,357 oo 0 foreeeiiiiins (O IO [ OO (O O 0 fooeeeanne 15,357 | (O O 0 foreeeiiiiias [\ IO 272 |. 05/31/2036 . |2.A PL ....
JBLU UT 2024 Pass Thr Trust Aircraft MSN 6359

..46658F-AJ-3 |6.813% 11/30/29 ...oceiiiiiiiiiiiiiiiiee e . 02/28/2025 . |Redemption 100.0000 ..oooe feureeiiiiiiiiiiies ot 27,655 |...coeeeees 27,685 |............ 27,685 |............ 27,685 |.eeeeeennne 0 foreeeiiiiins (O IO [ OO (O O 0 fooeeeanne 27,685 |...oeeeeennnee (O O 0 foreeeiiiiinas [\ IO 490 |. 11/30/2029 . |2.A PL ...
JBLU UT 2024 Pass Thr Trust Aircraft MSN 5782

..46658F-AK-0 |6.818% 05/14/29 .......cceeveeiieiiiiiiieeees . 02/14/2025 . |Redemption 100.0000 ..oooes feureeieiiiiiiiiies o 25,107 foeeeneees 25,107 |..oeeeeennne 25,107 |.eveeennne 25,107 | 0 foreeeiiiiins (O IO [ OO (O O 0 fooeeeanne 25,107 oo (O O 0 foreeeiiiiias [\ IO 450 |. 05/14/2029 . |2.A PL ...
JBLU UT 2024 Pass Thr Trust Aircraft MSN 6031

..46658F-AL-8 |6.818% 11/14/29 .......ccoiiiiiiiiiiiiiieeeee . 02/14/2025 . |Redemption 100.0000 ..oooe feureeiiiiiiiiiiies ot 26,523 | 26,528 |oeeiinnen 26,523 foooeeennnnen 26,523 oeeeeeieinnns 0 foreeeiiiiins (O IO [ OO (O O 0 fooeeeanne 26,523 |.eveeeeennee (O O 0 foreeeiiiiinas [\ IO 476 |. 11/14/2029 . |2.A PL ...
JBLU UT 2024 Pass Thr Trust Aircraft MSN 5782

..46658F-AM-6 |6.818% 02/14/30 ......cceiiiiuiiiiiiiiiiiieeeee . 02/14/2025 . |Redemption 100.0000 ..oooes feureeieiiiiiiiiies o 28,169 |............ 28,169 |............ 28,169 |............ 28,169 |...eveeeeennne 0 foreeeiiiiins (O IO [ OO (O O 0 fooeeeanne 28,169 |...ccceneeenns (O O 0 foreeeiiiiias [\ IO 505 |. 02/14/2030 . |2.A PL ...
JBLU UT 2024 Pass Thr Trust Aircraft MSN 6185

..46658F-AN-4 |6.818% 05/14/30 ......cceiiiuurirraiiiiiiiieeeeae . 02/14/2025 . |Redemption 100.0000 ..oooe feureeiiiiiiiiiiies ot 28,257 | 24,257 |oeeennen 24,257 |.ooeennee 24,257 |oeeeeiinnnns 0 foreeeiiiiins (O IO [ OO (O O 0 fooeeeanne 24,257 | (O O 0 foreeeiiiiinas [\ IO 435 |. 05/14/2030 . |2.A PL ....
JBLU UT 2024 Pass Thr Trust Aircraft MSN

..46658F-AP-9 | 55099  6.818% 11/14/36 ......ccoecuriiiieiinnns . 02/14/2025 . |Redemption 100.0000 ..oooes feueeeeiiiiiiiiins e 8,504 |............ 8,504 |...ccceenns 8,504 |....ccuueenns 8,504 |.oooiciiinns 0 foreeeiiiiins (O IO [ OO (O O 0 fooeeeeeene 8,504 |....ccueeenns (O O 0 foreeeiiiiias [\ IO 152 |. 11/14/2036 . [2.A PL ....
JBLU UT 2024 Pass Thr Trust Aircraft MSN

..46658F-AQ-7 55263 6.818% 11/14/36 .......oevvvvvvviinnnnnns . 02/14/2025 . | Redemption 100.0000 ...ouee founnniiiiiiiiiii oo 7,384 |oeeiiiienns 7,384 | 7,384 |l 7,384 |l [V (VR [V (O O 0 fooeeeeeene 7,384 | (O O 0 foreeeiiiiinas [\ IO 132 |. 11/14/2036 . [2.A PL ....
JBLU UT 2024 Pass Thr Trust Aircraft MSN 5960

..46658F-AR-5 |6.818% 11/14/29 .......cccoiuiiiiiiiiiiiieeeee . 02/14/2025 . |Redemption 100.0000 ..oooes feureeieiiiiiiiiies o 25,653 |..cceeenns 25,653 |............ 25,653 |............ 25,653 [..ooeeeeinnnne 0 foreeeiiiiins (O IO [ OO (O O 0 fooeeeanne 25,653 |..eoveeeeennnee (O O 0 foreeeiiiiias [\ IO 460 |. 11/14/2029 . |2.A PL ...
JBLU UT 2024 Pass Thr Trust Aircraft MSN 5960

..46658F-AS-3 |6.818% 11/14/36 ......ooeeiiiiiiiiiiiiiiiieee . 02/14/2025 . |Redemption 100.0000 ..oooes feueeeiiiiiiiiins e 7,669 |.oeeeennnn. 7,669 | 7,669 |ooooeeeeenns 7,669 |ooeeiiiiinnns 0 foreeeiiiiins (O IO [ OO (O O 0 fooeeeeeene 7,669 [ooeeeiiinnns (O O 0 foreeeiiiiias [\ IO 138 |. 11/14/2036 . [2.A PL ....
JBLU UT 2024 Pass Thr Trust Aircraft MSN

..46658F-AT-1 | 55104  6.818% 11/14/36 .....ooeeeiiuinieeennne . 02/14/2025 . |Redemption 100.0000 ..ooees feueeeiiiiiiieiins e 8,185 |.eeeeennne 8,185 |..occueeenns 8,185 |..cccueeees 8,185 oo 0 foreiiiiiinas (O O [ OO (O O 0 fooeeeeene 8,185 [coeeeiiiins [ IO 0 foreeeiiiiis [\ IO 147 |. 11/14/2036 . [2.A PL ....
JBLU UT 2024 Pass Thr Trust Aircraft MSN

..46658F-AU-8 |55104  6.818% 11/14/36 ......oceeeiuiniieennne . 02/14/2025 . |Redemption 100.0000 ..oooes feueeeiiiiiiiiiiiies e 12,459 |............ 12,459 |........... 12,459 |............ 12,459 |...oooeennee [ OO (O O 0 foeeeiiiiias [ O 0 fooeeeeene 12,459 | (O O 0 foreeeiiiiinas [\ O 223 |. 11/14/2036 . |2.A PL ...

LABRADOR AVIATION FINANCE LTD 2016-1A A1
..50543L-AA-0 14.300% 01/15/42 wooveeenniiieeeeeiiieeee . 03/15/2025 . [Paydown .....oeeevveeeeeeiiiiiieees | e 43,428 |............ 43,428 |............ 42,580 |............ 43,164 |............... 0 [ 259 foeereennnnns 0 [ 259 foeereennnns 0 [ 43,428 |..ooeeenn..s 0 loeeeeiee 0 [, 0 |oveeeeiiines 214 |. 01/15/2042 . |3.A FE ....
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE D - PART 4

Show All Long-Term Bonds and Stock Sold, Redeemed or Otherwise Disposed of During the Current Quarter

1 2 3 4 5 6 7 8 9 Change In Book/Adjusted Carrying Value 15 16 17 18 19 20 21
10 1 12 13 14 NAIC
Desig-
nation,
NAIC
Total Total Desig-
Current |Change in| Foreign Bond nation
Year's Book/ | Exchange Book/ Interest/ Modifier
Prior Year Current |Other Than| Adjusted |Change in| Adjusted Foreign Stock Stated and
Book/ Unrealized| Year's |Temporary| Carrying Book Carrying | Exchange | Realized Dividends Con- SiYe}
CuUsIP Number of Adjusted | Valuation | (Amor- |Impairment| Value | /Adjusted | Value at Gain Gain  |Total Gain| Received | tractual | Admini-
Ident- Disposal Name Shares of Consid- Actual Carrying Increase/ | tization)/ | Recog- [ (10+11-| Carrying Disposal | (Loss)on | (Loss)on | (Loss)on During Maturity | strative
ification Description Date of Purchaser Stock eration Par Value Cost Value (Decrease)| Accretion nized 12) Value Date Disposal | Disposal [ Disposal Year Date Symbol
..62046A-AA-2 [NP SPE || LLC 2016-1A A1 4.164% 04/20/46 . |. 03/20/2025 . |Paydown ........cceevmuueeeeeemmnnnns fooeeeeeemiiiiiiees e 80,552 |oeeeunnnnnn 80,552 |[oeeeennnnnn 80,552 [.oeeeernnnnn 80,552 |.eeeeeieunns (U1 PO (VI PO [ PO (VI PO 0 Joeeeeees 80,552 [..ocevvrnnnnnns (VI PO [ PO [V AU 516 |. 04/20/2046 . |1.G FE .
OAK STREET INVESTMENT GRADE NE 2021-1A A3
..67190A-AC-0 [2.800% 01/20/51 ....eeieeeenneeeeeeene e eeeeeeees . 03/20/2025 . | Paydown ... . 01/20/2051 . |2.A FE ..
..78487J-AA-4 | SVC ABS LLC 2023-1A A 5.150% 02/20/53 . 03/20/2025 . | Paydoun . . 02/20/2053 . |1.A FE ..
..836160-AA-2 | SOUP 7a Trust 2024-FBC1 A 7.752% 03/25/49 |. 03/25/2025 . |Paydoun ... . 03/25/2049 . |2.A PL ..
STORE MASTER FUNDING LLC 2021-1A A4 3.700%
..86190B-AD-6 [ 06/20/51 .....eeeeeeeeeeeeeeeeee e . 03/20/2025 . | Paydoun . 06/20/2051 . |1.C FE ..
STORE MASTER FUNDING LLC 2019-1 A2 3.650%
..86212X-AB-6 [ 10/20/49 ....eeeeieieee e . 03/20/2025 . | Paydoun . 10/20/2049 . |1.A FE .
TIF FUNDING |l LLC 2021-1A B 2.540%
..872480-AF-5 [02/20/46 .....eeeeeeeeee e . 03/20/2025 . | Paydoun . 02/20/2046 . |2.A FE
TAL ADVANTAGE V11 LLC 2020-1A B 3.290%
..87407R-AC-0 [09/20/45 ...oorreeieeeeeee e . 03/20/2025 . | Paydoun . 09/20/2045 . |2.B FE
TEXTAINER MARINE CONTAINERS 2020-1A A
..88315L-AE-8 [2.730% 08/21/45 ..coeveeeeeeeeeeeeeee e . 03/01/2025 . | Paydoun . 08/21/2045 . |1.F FE .
TEXTAINER MARINE CONTAINERS 2021-2A A
..88315L-AQ-1 |2.230% 04/20/46 .. . 03/20/2025 . | Paydoun ... . 04/20/2046 . |1.F FE .
TEXTAINER MARINE CONTAINERS 2021-2A B
..88315L-AR-9 [2.820% 04/20/46 .....eeeeeeeeeiieeeeeee e . 03/20/2025 . |Paydomn .eeevvuueeeeennieeeeeeennn e eeeenneeee feeeeeeeens 50,000 |............ 50,000 |oeeeeunnns 49,982 |............ 49,988 |.....oeeunnnnnn (1 PO 12 | (1 PO 12 | 0 Joeeeeees 50,000 |eeeruunieaenns (VI PO [ PO [V AU 235 |. 04/20/2046 . [2.B FE
TRINITY RAIL LEASING LP 2010-1A A 5.194%
..89656C-AA-1 [ 10/16/40 ... . 03/16/2025 . | Paydown ... . 10/16/2040 . |1.F FE .
TRINITY RAI P. .
..89657B-AA-2 [04/17/49 .oeeeeeeieee e . 03/17/2025 . | Paydown ... . ...122 |. 04/17/2049 . |1.F FE ..
..90352II-AD-6 [USQ RAIL | LLC 2021-1A A 2.250% 02/28/51 . |. 03/28/2025 . |Paydoun . 11,674 . 02/28/2051 . |1.F FE ..
..94354K-AA-8 | WAVE USA 2019-1 A 3.597% 09/15/44 .. .. |- 03/15/2025 . |Paydoun . 134,466 . 09/15/2044 . |2.A FE .
WILLIS ENGINE SECURITIZATION T 2020-A
..97064F-AA-3 |3.228% 03/15/45 ...ccevreeieeieee s . 03/15/2025 . |Paydomn .ceeveeneeeeeennieeeeeennnn Jeneeeeeeeeiineeee feeeeeeen 32,106 [oiiini082,105 | 32,104 | 082,104 [0 e 1 e 0 e [0 [ 32,105 [.oeeeeennnnnnns (VI PO [ PO [V AU 173 |. 03/15/2045 . |1.F FE ....
WILLIS ENGINE SECURITIZATION T 2021-A A
..97064G-AA-1 [3.104% 05/15/46 ..oovveeeeeeeeeieeeeeeee e . 03/15/2025 . |Paydomn .eeevveneeeeeenieeeeeennnn e eeeeneees feeeeeeeens 16,631 |[...ccovnnnes 16,631 [oceeeeeeee 16,631 oo 16,631 [oooeeeeeenennns (U1 PO L PO [ PO L PO 0 Joeeeeees 16,631 |oeeeeeeeennnnn (VI PO [ PO [V PO 87 |. 05/15/2046 . |1.F FE ....
CAL FUNDING IV LTD 2020-1A A 2.220%
.. 12807C-AA-1 [ 09/25/45 ..o . 03/25/2025 . |Paydomn .ecevvuueeeeenniieeeeeennn e eeenneees feeeeeeeens 87,500 f............ 87,500 |oeeeeunnnnnn 87,480 |oeevuunnnnns 87,491 |t (U1 PO 9 | [ PO 9 | 0 Joeeeeees 87,500 |eerruniaaenns (VI PO [ PO [V AU 324 . 09/25/2045 . [1.F FE .
PROJECT SUNBIRD 2020-1A A 3.671% 02/15/45
LBB700L-AA-4 | .oeeiiiiii . 03/15/2025 . |Paydomn .eeevveneeeeenniieeeeeennn e eeeeneees feeeeeeeens 58,767 |............ 58,767 |oeeeeennnenn 58,764 |............ 58,763 |.oeeevrnnnns (U1 PO (VI PO [ PO (VI PO 0 Joeeeeees 58,763 |oeeeeeeeaens (VI PO I IR KT PO 361 |. 02/15/2045 . |1.F FE .
TURBINE ENGINE SEC LTD 2013-1A A 5.125%
..89989F-AA-2 [12/13/48 ooreeiiiii e . 03/15/2025 . |Paydomn oeevvuuneeeeeennineneeennnn Jornnneeeeennnnneaes feneeeeees 286,599 |..ceennnns 286,599 [........... 281,942 |........... 285,997 [.ieeiiinninnns [V N (<1072 PO [V N (<072 PO (U 286,599 [.....ccovnnnnns 0 Joeeeniaraeenes (U T [ PP 3,295 |. 12/13/2048 . [3.C FE ....
1719999999. Subtotal - Asset-Backed Securities - Non-Financial Asset-Backed Securities - Full
Analysis - Lease-Backed Securities - Full Analysis (Unaffiliated) 4,739,243 4,739,243 4,730,146 4,735,141 0 4,064 0 4,064 0 4,739,202 0 39 39 37,243 XXX XXX
1889999999. Total - Asset-Backed Securities (Unaffiliated) 57,068,571 57,069,457 56,804,737 56,611,597 544 228,267 0 228,811 0 57,040,042 0 28,529 28,529 586,884 XXX XXX
1899999999. Total - Asset-Backed Securities (Affiliated) 0 0 0 0 0 0 0 0 0 0 0 0 0 0 XXX XXX
1909999997. Total - Asset-Backed Securities - Part 4 57,068,571 57,069,457 56,804,737 56,611,597 544 228,267 0 228,811 0 57,040,042 0 28,520 28,529 586,884 | XXX XXX
1909999998. Total - Asset-Backed Securities - Part 5 XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX
1909999999. Total - Asset-Backed Securities 57,068,571 57,069,457 56,804,737 56,611,597 544 228,267 0 228,811 0 57,040,042 0 28,529 28,529 586,884 XXX XXX
2009999999. Total - Issuer Credit Obligations and Asset-Backed Securities 545,880,052 550,485,853 547,598,018 529,186,637 544 241,378 0 241,922 26,432 547,495, 356 (29,230) (1,363,994) (1,393,224) 9,323,219 XXX XXX
4509999997. Total - Preferred Stocks - Part 4 0 XXX 0 0 0 0 0 0 0 0 0 0 0 0 XXX XXX
4509999998. Total - Preferred Stocks - Part 5 XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX
4509999999. Total - Preferred Stocks 0 XXX 0 0 0 0 0 0 0 0 0 0 0 0 XXX XXX
5989999997. Total - Common Stocks - Part 4 0 XXX 0 0 0 0 0 0 0 0 0 0 0 0 XXX XXX
5989999998. Total - Common Stocks - Part 5 XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX XXX
5989999999. Total - Common Stocks 0 XXX 0 0 0 0 0 0 0 0 0 0 0 0 XXX XXX
5999999999. Total - Preferred and Common Stocks 0 XXX 0 0 0 0 0 0 0 0 0 0 0 0 XXX XXX
6009999999 - Totals 545,880,052 XXX 547,598,018 529,186,637 544 241,378 0 241,922 26,432 547,495,356 (29,230) (1,363,994) (1,393,224) 9,323,219 XXX XXX
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date |Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion Iltem Exposure | Entity (b)
0079999999. Subtotal - Purchased Options - Hedging Effective Excluding Variable Annuity Guarantees Under SSAP No.108 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0149999999. Subtotal - Purchased Options - Hedging Effective Variable Annuity Guarantees Under SSAP No.108 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX

BARCLAYS CUSTOM
1/13/2026 Strike @ Fixed Index Annuities
177.0896 BXI1G$225 .. |...coovuvvierniiiiiiannns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |.01/13/2025 |.01/13/2026 |........ 86,400 |...... 15,300,517 |........ 177.0896 |....cocnnneeee (1) T 381,023 [ (1) PO 327,368 [ .coovvveee | 327,368 |......... (53,655)).....cvveeennne (U FO (1 0
BARCLAYS CUSTOM
1/13/2028 Strike @ Fixed Index Annuities
177.0896 BX116$226 ..
BARCLAYS CUSTOM

1/14/2026 Strike @ Fixed Index Annuities
173.2193 BXI1GS119 .. | .oeiiiiiiiiiieiiiiiieens Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |.01/12/2023 |.01/14/2026 |.......... 5,974 |........ 1,034,748 1......... 173.2193 |.......... 46,774 [ (1 (1) P 37,813 | e [ 37,813 |......... (13,202)]-.vveeene (U FO (1 0
BARCLAYS CUSTOM
1/14/2027 Strike @ Fixed Index Annuities
185.4393 BXI16$143 ... [.eoveeeeeiiieiies Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |.01/16/2024 |.01/14/2027 |......... 20,142 |........ 5,404,094(......... 185.4393 |......... 198,749 [o.ooeeennnnns [0 R (1) F 75,827 [eeeeeeeis [ 75,827 |......... (33,969)).....cvvveennne (1 [0 R 0
BARCLAYS CUSTOM
1/14/2028 Strike @ Fixed Index Annuities
179.995 BX11G$228 ... | .ooovvuviininiiiiiiienns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |.01/17/2025 |.01/14/2028 |............ 96 |.......... 170,241 .......... 179.995 | (U IO 7198 | (U I 4,209 | .eeeeiiis [ 4,209 .......... (2,989)..ccceeeneee (U FO (1 0
BARCLAYS CUSTOM
1/16/2026 Strike @ Fixed Index Annuities
179.697 BXI16S227 ... [.eeeeeieeiiiiiiiieeas Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |.01/17/2025 |.01/16/2026 |.......... 2,780 | 499,506 |.......... 179.697 [cvvveeeeennes [V F 13,454 [covveeeennnns [V F T4 [T R 7,517 |oeeenes [8:740) T (1 [0 R 0
BARCLAYS CUSTOM
1/16/2026 Strike @ Fixed Index Annuities
180.4066 BXI1G$229 .. |....cccvvverreiiinniannns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |.01/17/2025 |.01/16/2026 |.......... 3,699 .......... 667,284(........ 180.4066 |................ (1) P 16,497 |- (1 IO 9,153 | .eeeeeiis [ 9,183 |.......... (7,343 (U FO (1 0
BARCLAYS CUSTOM
1/22/2026 Strike @ Fixed Index Annuities
180.2534 BXI16$231 ... [.eeeeeveeeiiiiiiiiiens Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 01/23/2025 |.01/22/2026 |.......... 6,266 |........ 1,129,425 ]......... 180.2534 |....oeeennnnee [V F 28,509 [....oiiiiieenns (1) F 15,929 [.oeeeeiis e 15,929 |......... [QF381:10)) R (1 [0 R 0
BARCLAYS CUSTOM
1/23/2026 Strike @ Fixed Index Annuities
180.3732 BX116$230 ..
BARCLAYS CUSTOM

1/26/2027 Strike @ Fixed Index Annuities
184.51 BXI1GS145 ... [eeeeeieiiiiieis Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |.01/26/2024 |.01/26/2027 |.......... 419 .......... 774,676 |........... 184.51 |.......... 20,432 |.ccoiiiiiieens [0 R (1) F 12,131 | o 12,131 ..o (5,120)f.ceeeeennnes (1 [0 R 0
BARCLAYS CUSTOM
1/28/2028 Strike @ Fixed Index Annuities
180.7061 BXI1GS234 .. |..oovvnviieineiiiiiieens Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |.01/30/2025 |.01/28/2028 |............ 684 (.......... 123,684|........ 180.7061 |.....ccevnnnneee (1) I 5,147 [ (1 IO 2,895 | .eeeeiiiis [ 2,8% |.......... (2,252)].cccieennne (U FO (1 0
BARCLAYS CUSTOM
1/29/2026 Strike @ Fixed Index Annuities
180.5439 BXI16$233 ... [..eveeveeeiiiiiiiiiis Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |.01/30/2025 |.01/29/2026 |.......... 5,575 |....... 1,006,511 ......... 180.5439 |....oeeeennnns [V F 25,923 | (1) F 13,778 | o 13,778 |......... (12,145))..cieee (1 [0 R 0
BARCLAYS CUSTOM
1/30/2026 Strike @ Fixed Index Annuities
180.836 BXI1G$232 ... | .ooovvnriieiieiiiiiieens Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |.01/30/2025 |.01/30/2026 |.......... 2,615 |.......... 472,906 |.......... 180.836 [....oeeernnnnen (1) P 11,768 oo (1) I 6,230 [.eoveeeinnn [ 6,230 |.......... [(0:1:)) T (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
10/10/2025 Strike @ |Fixed Index Annuities

Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWWI3WIBK2824319 |.01/13/2025 |.01/13/2028 |....

....595,002)........ 177.089% |..

....18,49%4 ...

... (5,966)|.

................ 0] ooeennn [0/0 e

................ (V) N 1171

................ 0] ooeennn [0/0 e

................ (V) N 1171

................ 0] ooeennn [0/0 e

................ (V1) N 1171

Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 01/23/2025 |.01/23/2026 |....

... 450,549 ......... 180.3732 |..

................ (V) N 1171

................ 0] ooeennn [0/0 e

................ (V) N 1171

185.1204 BXI1GS208 .. |..eeeeiuriieeieeiiiiiaens Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 10/11/2024 |.10/10/2025 |.......... 1,903 ..o 352,340 1......... 185.1204 |........... 8,260 |..uvveeeennnne [0 R [V F 1,448 | o 1,448 ).......... (1,912)f0vvniiiiiiinns [V O [0 R [V 0f oo 0/0 ..o
BARCLAYS CUSTOM

10/14/2025 Strike @ |Fixed Index Annuities

171.8108 BXI1GS113 .. [..cooeeeeereiiiiis Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 10/13/2022 |. 10/14/2025 |.......... 5110 ...t 877,986 |........ 171.8108 |.......... 39,144 |l (I [ 35,072 |ceeeeeeeee | 35,072 |......... (12,345))..ceeene (U FO (1 (U FOT 0f oo 0/0 ..o

BARCLAYS CUSTOM
10/14/2025 Strike @ |Fixed Index Annuities
184.5485 BX11G$210 ..
BARCLAYS CUSTOM

10/14/2026 Strike @ |Fixed Index Annuities

Exhibit 5 ... |Equity/Index |Barclays Capital .. ACZ8XIMNI3WIBK2824319 |. 10/14/2024 |. 10/14/2025 |......... 13,341 ... 2,462,017 ......... 184.5485 |..

177.5969 BXIIGS137 .. [.cooeeeeeeieiiies Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 10/12/2023 |. 10/14/2026 |.......... 6,462 |....... 1,147,665(......... 177.5969 |.......... 40,970 [ovvvvernninnnnns (I F [V 33,632 |.ceeeeeeee | 33,632 |......... (10,914)[...oeeeennnes (1 FOT (1 (U FO 0] covvenes 0/0 oo
BARCLAYS CUSTOM

10/14/2027 Strike @ |Fixed Index Annuities

184.5485 BXI1G$211 .. |...ceeeovreeeeeeiiiine..s Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 10/14/2024 |. 10/14/2027 |.......... 2,968 |......... 547.817]......... 184.5485 |.......... 22,857 [ouveeiiiinnnnnns O [V 8,746 | .ccvveeeee | 8,746 |.......... [2R:1105)) [0 O [0 YO 0f oo 0/0 .o
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Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date
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Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
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BARCLAYS CUSTOM
10/24/2025 Strike @ |Fixed Index Annuities
183.88 BXI1GS212 ..... | ooeeeiiiieiiiiiiiiiees Exhibit 5 ... [Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 10/24/2024 |. 10/24/2025 |.......... 1,969 ..o 362,082(........... 183.88 |........... 8,152 | (1 (1 IO 2,280 [.eeeeeiinnn [ 2,280 ... [(25:10)) RO (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
10/8/2027 Strike @ Fixed Index Annuities
186.0175 BX11G$209 ..
BARCLAYS CUSTOM

11/12/2027 Strike @ |Fixed Index Annuities
180.9076 BXI1GS215 .. |.oeovvuriieiiiiiiiiinens Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 11/13/2024 |. 11/12/2027 |.......... 1,952 | 353,070 ........ 180.9076 |.......... 14,579 | (1 (1) I 7,904 .o o 7,904 |.......... (2,208)].ceeeeenees (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
11/13/2025 Strike @ |Fixed Index Annuities
180.9076 BXI1G$214 .. [..oveeveeeiiiiiiiieenes Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 11/13/2024 |. 11/13/2025 |......... 37,25 |....... 6,746,862 |........ 180.9076 |......... 167,825 |.evvveeeenne [0 R (1) F 76,029 [ .eeeeeenis [ 76,029 |......... (55,906))-....cvvveennne (1 [0 R [V 0f cooeenns 0/0 ..o
BARCLAYS CUSTOM
11/13/2026 Strike @ |Fixed Index Annuities
178.8808 BXI1GS139 .. |.ooovvniiieiiiiiiiiieens Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 11/13/2023 |. 11/13/2026 |.......... 7,351 [ 1,315,014 ]........ 178.8808 |.......... 47,19 [coeeees (1 (1) P 34,929 |.vieiieins | 34,929 |......... (11,728 (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
11/14/2025 Strike @ |Fixed Index Annuities
175.1176 BXIIGST15 .. [.eoeeeiieiiiiiiens Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 11/14/2022 |. 11/14/2025 |.......... 5918 ........ 1,036,279 ]........ 175. 1176 |.......... 46,631 [c.oooeeinnnnns [0 R (1) F 30,237 [ oo | 30,237 |........ (13,081)[.vveeeeennnes (1 [0 R [V 0f cooeenns 0/0 ..o
BARCLAYS CUSTOM
11/19/2027 Strike @ |Fixed Index Annuities
180.533 BXI1G$217 ... | .eoeeiiiiieiiiiiiiiaeens Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 11/21/2024 |. 11/19/2027 |.............. A R 12,7441.......... 180.533 [.....eeveeees 539 | (1 (U IR P IR RO 295 | [C:3)) R (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
11/21/2025 Strike @ |Fixed Index Annuities
180.7048 BXI1GS216 .. [..ooovveervvereiiiininnes Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 11/21/2024 |. 11/21/2025 |.......... 1,040 [ 187,971 1........ 180.7048 |........... 4,785 | [0 R [V F P27 [ 2,282 e (1,571 (1 [0 R [V 0f oo 0/0 ..o
BARCLAYS CUSTOM
11/7/2025 Strike @ Fixed Index Annuities
181.9806 BX11G$213 ..
BARCLAYS CUSTOM

12/10/2027 Strike @ |Fixed Index Annuities
182.3431 BXI16$222 ... [.eeveveeeiiiiiiiiins Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 12/12/2024 |. 12/10/2027 |.......... 1,112 202,782f......... 182.3431 |........... 8,374 | [0 R [V F 4,061 | e | 4,061 ... (AT (1 [0 R [V 0f cooeenns 0/0 ..o
BARCLAYS CUSTOM
12/11/2025 Strike @ |Fixed Index Annuities
183.0593 BXI1G$220 ... | .eeovvuvviieineeiiiiienns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 12/12/2024 |. 12/11/2025 |.......... T 253,980 |......... 183.0593 |........... 5,885 [c.oeeeeiiins (1 (1) I 2,148 | .o [ 2,148 |.......... (1,757 (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
12/12/2025 Strike @ |Fixed Index Annuities
175.9417 BXIIGS117 .. [.eeeeiiieiiiiis Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 12/13/2022 |. 12/12/2025 |.......... 4,534 |.......... 797,7%......... 175.9417 |.......... 35,958 |...ooiiiiaenns [0 R (1) F 20,775 | eeeeeeenis [ 20,775 |.......... (9,421)[vvveeeeinns (1 [0 R [V 0f oo 0/0 ..o
BARCLAYS CUSTOM
12/12/2025 Strike @ |Fixed Index Annuities
182.3431 BXI1G8221 ... | .oeeeiiiiieiiiiiiiiieens Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 12/12/2024 |. 12/12/2025 |......... 65,740 |...... 11,987,144 |......... 182.3431 |......... 298,457 |- (1 (1) T 114,530 [.oooeeiins [ 114,530 |........ (87,803)[...cceeenenes (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
12/14/2026 Strike @ |Fixed Index Annuities
182.9283 BXI1G$141 .. [.eoeeriieiiiiis Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 12/13/2023 |. 12/14/2026 |........ 11,862 |........ 2,169,954(......... 182.9283 |.......... 79,478 [coeeeeeinnnnns [0 R (1) F 38,336 [ .o | 38,336 |......... [RTR:510)) R (1 [0 R [V 0f cooeenns 0/0 ..o
BARCLAYS CUSTOM
12/19/2025 Strike @ |Fixed Index Annuities
182.0634 BX116$223 ... | .ooovvnnviieiieiiiiiienns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 12/20/2024 |. 12/19/2025 |.......... 2,006 |.......... 365,257 |......... 182.0634 |........... T2 e (1 (1) I VAT T [T RO 371 |t (2,726 (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
12/29/2025 Strike @ |Fixed Index Annuities
179.9314 BX11GS224 ...
BARCLAYS CUSTOM

12/3/2027 Strike @ Fixed Index Annuities
180.5223 BXI1G$219 ... | .oeoviniiiieiiiiiiiiieens Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWWI3WIBK2824319 |. 12/05/2024 |. 12/03/2027 |............ 636 |.......... 114,89|......... 180.52283 |........... 5,709 |- (1 (1 IO 2,678 | | 2,678 | (17:5)] (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
12/5/2025 Strike @ Fixed Index Annuities
182.0664 BXI1G$218 .. [..oooveereiiiriiiiiinnnes Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 12/05/2024 |. 12/05/2025 |.......... 3,560 |.......... 648,244 1......... 182.0664 |.......... 18,799 |.vvvieeenns [0 R [V F 6,363 |.eooeeens o 6,363 |.......... [T8:157) (1 (I R (1 0f oo 0/0 ..ocvrnnnns
BARCLAYS CUSTOM
2/1/2027 Strike @ Fixed Index Annuities
184.81 BXIIGS147 ... |.ooiiiiiniiniiiiiiiiaenss Exhibit 5 ... [Equity/Index |Barclays Capital .. AC28XIINI3WIBK2824319 |. 02/01/2024 |. 02/01/2027 |.......... 1,496 |.......... 276,435 |........... 184.81].......... 10,650 |.....ueeeeee [\ A [ PP 4203 . o 4,213 |.......... [QIR:[0L)) P {1 PP [\ A [ PP 0] oo 0/0 ..

Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 10/11/2024 |. 10/08/2027 |....

186.0175 |........... 1,843

.(229)].

Exhibit 5 ... [Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 11/07/2024 |. 11/07/2025 |..........2,430 |.......... 442,269 |........ 181.9806 |..

Exhibit 5 ... [Equity/Index |Barclays Capital .. AC8XWWI3WIBK2824319 |. 12/27/2024 |. 12/29/2025 |.......... 1,821 ... 327,671 ......... 179.9314 |........... 8,577 | [V R (V) FOO 4,866 | .. | 4,666 |.......... (3,91 [V FO [V R [V FO 0
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BARCLAYS CUSTOM
2/12/2026 Strike @ Fixed Index Annuities
181.1644 BX116$239 .. |..cooviuvvieiiiiiiniinnns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 02/12/2025 |.02/12/2026 |......... 11,393 |........ 2,063,990 ......... 181.1644 |................ (1) P 51,382 [cooeeiiiiins (1) P 26,477 [ .eeeeeiins [ 26,477 |......... (24,905).....covveennnne (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
2/12/2027 Strike @ Fixed Index Annuities
185.29 BXI1G$151 .....
BARCLAYS CUSTOM

2/13/2026 Strike @ Fixed Index Annuities
175.1759 BXI1G$121 .. | .ooeiiiiiiiiiiiiiiiieens Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 02/13/2023 |.02/13/2026 |.......... 5,788 |....... 1,008,6%......... 1751789 |.......... 45,202 |- (1 (1) P 30,662 [ ..oooeinns forneannne 30,662 |........ (11,828)[-eeeeeeenes (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
2/13/2026 Strike @ Fixed Index Annuities
180.0101 BXI1GS242 .. |.eeeeeuniiiieaeeiiiiiees Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 02/13/2025 |.02/13/2026 |.......... 2,721 | 489,836 |........ 180.0101 [....ceeennnnnns [V F 13,606 |..vvveeennnne [V F 7,393 | eeeeeeis o 7,303 ... [(7273) R (1 [0 R [V 0f cooeenns 0/0 ..o
BARCLAYS CUSTOM
2/13/2026 Strike @ Fixed Index Annuities
181.0167 BXI1G$240 .. |..coovvvrierneiiiniienns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 02/13/2025 |.02/13/2026 |......... 27,659 |....... 5,006,661........ 181.0167 [...oeeennnnee (1) R 124,740 ..o (1) P 65,723 |..ooiiiens | 65,723 [......... (59,017)[.eveeeeces (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
2/14/2028 Strike @ Fixed Index Annuities
181.0167 BXI1GS241 .. |.oeeeenniiieiieeiiiees Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 02/13/2025 |.02/14/2028 |.......... 9,590 |........ 1,735,863 ]........ 181.0167 [..oeeeeennnnnns [V F 71,538 [ovveeeeens (1) F 39,854 [ .o | 39,854 |......... (31,684)[.....cccccnnnnnn (1 [0 R [V 0f cooeenns 0/0 ..o
BARCLAYS CUSTOM
2/19/2026 Strike @ Fixed Index Annuities
179.8999 BXI1G$243 ... | .ooovviriieiieiiiiiieens Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 02/19/2025 |.02/19/2026 |.......... 4,088 |.......... 730,030 |......... 179.8999 |....oeeennnnes (1) P 18,180 [ooeeeiiiieenns (1) P 11,251 | o 11,251 | [(5:72)) OO (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
2/19/2026 Strike @ Fixed Index Annuities
180.9224 BXI1G$244 ... | .ooeenniiieiieeiiiees Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 02/19/2025 |.02/19/2026 |.......... 1,820 [..ceneee 329,319]......... 180.9224 |............e. (V) F 7,29 [ [V F 441 4411 [(28:1:12)) R (1 [0 R [V 0f oo 0/0 ..o
BARCLAYS CUSTOM
2/20/2026 Strike @ Fixed Index Annuities
180.4893 BX11G$245 ...
BARCLAYS CUSTOM

2/22/2027 Strike @ Fixed Index Annuities
185.69 BXIIGS153 ... |.eeeeeiiiiiieeeiiiees Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 02/22/2024 |.02/22/2027 |.......... 2,919 (.......... 542,029|........... 185.69 |.......... 21,805 [c.oceeeinnnes [0 R [V F 7720 | eiieeeee | 7,720 | [(I713)) R (1 [0 R [V 0f cooeenns 0/0 ..o
BARCLAYS CUSTOM
2/25/2028 Strike @ Fixed Index Annuities
180.4893 BX11G$248 .. |..coovvuvvieiiiiiiiiienns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 02/27/2025 |.02/25/2028 |.............. L) 8,093]......... 180.4893 |.......oeee. (U IR 34 (1) PR 194 [ |, 194 [..ocennnne (149)] e (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
2/26/2026 Strike @ Fixed Index Annuities
181.1518 BXIIGS247 .. |.oeeeeniiiiiieeiiiees Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 02/27/2025 |.02/26/2026 |.......... 1,77 s 320,8%........ 181.1518 [...eeeennnns (V) F T | [V F 4,209 | .eeeeeis e 4,209 (.......... [(25:151:)) R (1 [0 R [V 0f oo 0/0 ..o
BARCLAYS CUSTOM
2/27/2026 Strike @ Fixed Index Annuities
180.9382 BX11G$246 .. |...oovvvvveriniiiiniinnns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 02/27/2025 |.02/27/2026 |.......... 5,631 |....... 1,018,801|......... 180.9382 |.......oeeeenn. (1) P 25,30 | (1) P 13,799 [ oo o 13,799 |......... (11,596)[.cveeeeeneen (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
2/4/2028 Strike @ Fixed Index Annuities
180.242 BXI16$254 ... | .eeeeeniiiieeeiiiiiiees Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 02/06/2025 |.02/04/2028 |.............. L) O, 8,264|.......... 180.242 |...vvveennne [V F 2L F (1) F 201 [ oo [ 201 | [RL70 R (1 [0 R [V 0f cooeenns 0/0 ..o
BARCLAYS CUSTOM
2/5/2026 Strike @ Fixed Index Annuities
180.8452 BX11G$253 ... | .ooovvuvviieeneiiiiiaenns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 02/06/2025 |.02/05/2026 |.......... 7,96 |....... 1,438,786 |......... 180.8452 |........ecee... (1) P 35,006 |....ceeeennnnen (1) P 19,007 |.evveeeeees o 19,097 |......... (15,909).....evveeennne (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
2/6/2026 Strike @ Fixed Index Annuities
180.1174 BX11G$237 ..
BARCLAYS CUSTOM

2/6/2026 Strike @ Fixed Index Annuities
180.6278 BXI1GS252 .. |..ccovvuvvveeriiiiniaenns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 02/06/2025 |.02/06/2026 |.......... 2,747 |.......... 496,204 |........ 180.6278 |......c....e (1) P 12,362 [ (1 IO 6,808 |..evveeeees | 6,808 |.......... (5,855)].ceveeeannne (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
2/8/2027 Strike @ Fixed Index Annuities
185.1 BXI1GS149 ..ooo. | eoeeeiiiiiieeiies Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 02/08/2024 |.02/08/2027 |.............. L 7,337 | 185.1 | L7 P [0 R (1) F 0 [ eeeeeees [ L[V R (70 R (1 (I R (1 0f oo 0/0 ..ocvrnnnns
BARCLAYS CUSTOM
2/9/2026 Strike @ Fixed Index Annuities
180.7063 BXI1G$238 .. |...covvvveeeeiiiiinnnness Exhibit 5 ... [Equity/Index |Barclays Capital .. AC28XIINI3WIBK2824319 |. 02/10/2025 |. 02/09/2026 |.......... 5,283 |.......... 949,176 |........ 180.7063 |................ [ PR PANC [ P 12,907 | o 12,907 |.......... (G510 {1 PP [\ A [ PP 0] oo 0/0 ..

Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 02/13/2024 |. 02/12/2027 |....... 110,985 [...... 20,564,405 ... 185.29|..

....302,984

Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 02/20/2025 |.02/20/2026 |....

1,163,198 ......... 180.4893 |..

Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIMNI3WIBK2824319 |. 02/07/2025 |.02/06/2026 |......... 15,505 |........ 2,792,751 |........ 180. 1174 [ [V FO 74,425 (oo [V FO A9 ...
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BARCLAYS CUSTOM
3/1/2027 Strike @ Fixed Index Annuities
187.22 BXIIGS155 ... | oo Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWWI3WIBK2824319 |.03/01/2024 |.03/01/2027 |............ 219 | 41,009].....ce... 187.22|........... 1,597 |ooeeiiiiees (1 (U IR [ZTCN I RO 546 ..o [PZ<)) (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
3/12/2026 Strike @ Fixed Index Annuities
177.08 BX11G$255 .....
BARCLAYS CUSTOM

3/12/2027 Strike @ Fixed Index Annuities
187.38 BXI1GS159 ..oo. | eeveiiiiieieieiiiiieens Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 03/13/2024 |.03/12/2027 |....... 101,354 |...... 18,991,731 |........... 187.38 |......... 654,747 | (1 (1) PO 281,378 [ .o | 231,378 |....... (106,291))-...eevveeene (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
3/13/2026 Strike @ Fixed Index Annuities
1771109 BXIIG$123 .. | .oeeeiiiiiiieeiiees Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 03/13/2023 |.03/13/2026 |.......... 2,935 ... 519,886 ........ 177.109 [.......... 23,542 |.ceiiiiiiieen [0 R (1) F 13,17 | e 13,17 | [C5:% 7)) I (1 [0 R [V 0f cooeenns 0/0 ..o
BARCLAYS CUSTOM
3/13/2026 Strike @ Fixed Index Annuities
177.4782 BXI1G$256 .. |..ooovcvvveeiniiiiiinenns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 03/13/2025 |.03/13/2026 |......... 31,779 |....... 5,640,081 |......... 177.4782 ... (1) R 140,463 |................ [ R 121,708 |.eveeeeeis e 121,708 |......... (18,785)[..eeeeeenees (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
3/13/2028 Strike @ Fixed Index Annuities
177.4782 BXI1G$257 .. |.eeeeeniiieeeeeiiiiieees Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 03/13/2025 |.03/13/2028 |.......... 1,676 |.......... 297 450 ......... 177.4782 ... [V F 12,382 [coveeieeee [V F 9,009 | .eoeeeeiis o 9,09 [.......... (3,253))ccvriennne (1 [0 R [V 0f cooeenns 0/0 ..o
BARCLAYS CUSTOM
3/19/2026 Strike @ Fixed Index Annuities
178.83 BXI1GS259 ..... | eeevviriieiieiiiiiieens Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 03/20/2025 |.03/19/2026 |.......... 7,024 (....... 1,256,077 |........... 178.83 |- (1) P 20,711 [ (1) P IV R I 23,09 |.......... (6,616)].....eveeennne (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
3/19/2027 Strike @ Fixed Index Annuities
186.97 BXIIGS161 ... | eeeeeiiiieieeeeiiiees Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 03/21/2024 |.03/19/2027 |.......... 1,811 [ 338,642|........... 186.97 |.......... 14,290 |..oovveeennnne [0 R [V F 4,351 et o 4,351 |.......... (1,987)] v (1 [0 R [V 0f oo 0/0 ..o
BARCLAYS CUSTOM
3/20/2026 Strike @ Fixed Index Annuities
178.3833 BX11G$258 ..
BARCLAYS CUSTOM

3/24/2028 Strike @ Fixed Index Annuities
178.41 BXI1GS260 ..... |.eeeeeniiiieeeeiiiiiees Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 03/27/2025 |.03/24/2028 |............. P F 41,867 ........... 178.41 | (V) F 1,673 [coveiiiiiiies [V F 1,206 [ oo [ 1,208 |..coonnnnne [T70) (1 [0 R [V 0f cooeenns 0/0 ..o
BARCLAYS CUSTOM
3/26/2026 Strike @ Fixed Index Annuities
178.02 BXI1GS262 ... |.ooeeeiviieiieiiiiiieens Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 03/27/2025 |.03/26/2026 |.......... 3,274 |.......... 582,839 ........... 178.02 |- (1) P 14176 | (1) P 12,092 [.ooeeiiins [ 12,002 ... (2,085)[..cceeeennnnen (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
3/27/2026 Strike @ Fixed Index Annuities
177.8247 BXI16$261 .. | .oeeeiiiieieeeiiiees Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 03/27/2025 |.03/27/2026 |.......... 2,023.......... 359,819]......... 1778247 | (V) F 8,944 ..o [V F 7,585 | eeeeeeis o 7,585 |.......... (1,388)]..cvvveeennne (1 [0 R [V 0f oo 0/0 ..o
BARCLAYS CUSTOM
3/5/2026 Strike @ Fixed Index Annuities
180.05 BXI1GS250 ... |.eeeevunriierneiiiiiieens Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 03/06/2025 |.03/05/2026 |.......... 9,639 |........ 1,735,419 )........... 180.05 ... (1) P 33,639 [ (1) P 26,752 [ .covniiees |oeeee 26,782 |.......... (6,886)]-....uvveeannnnn (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
3/5/2027 Strike @ Fixed Index Annuities
188.26 BXIIGS157 ... | eeeeeiiiiiieeeiiiees Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 03/07/2024 |.03/05/2027 |.......... 18 s 209,445 |........... 188.26 |........... TITT |eveeeiiiiees [0 R [V F 2,24 oo [ 2,284 |.......... (1,001)]. i (1 [0 R [V 0f cooeenns 0/0 ..o
BARCLAYS CUSTOM
3/6/2026 Strike @ Fixed Index Annuities
178.0286 BXI1GS249 .. |...oovvvvieriiiiiiiinnns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 03/06/2025 |.03/06/2026 |.......... 5,083 .......... 896,004(........ 178.0286 |................ (1) P 22,29 |ooeeieiianns (1) P 17,945 [ oo [ 17,945 |.......... (4,351)[.eeeeeeees (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
3/6/2028 Strike @ Fixed Index Annuities
180.2 BX116$251 ......
BARCLAYS CUSTOM

4/11/2025 Strike @ Fixed Index Annuities
185.9844 BXI1GS166 .. |..ccovvuvveeereiiiininnnnns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 04/11/2024 |.04/11/2025 |......... 13,043 |........ 2,425,768 |......... 185.9844 |.......... 54,519 | (1 (1) FOR 22 [ e [ 2| (11,195)[.eeeees (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
4/11/2025 Strike @ Fixed Index Annuities
187.27 BXIIGS164 ..... | eoeeeiiiiieeeeeiiiees Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 04/11/2024 |.04/11/2025 |.......... 8,827 |........ 1,653,034 |........... 187.27 | 32,042 | [0 R (1 K [SUUUUTTRR S K R [CR-IL)) R (1 (I R (1 0f oo 0/0 ..ocvrnnnns
BARCLAYS CUSTOM
4/14/2025 Strike @ Fixed Index Annuities
182.1254 BXI1GS101 .. |..ooiiivieniiiiiiininness Exhibit 5 ... [Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 04/13/2022 |. 04/14/2025 |.......... 1,335 ... 243,066 ......... 182.1254 |.......... 11,331 | [\ A [ PP M s o R P (2,429)....uveennee {1 PP [\ A [ PP 0] oo 0/0 ..

Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 03/13/2025 |.03/12/2026 |....

.... 863,984

Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 03/20/2025 |.03/20/2026 |....

........ 1,490,632

Exhibit 5 ... |Equity/Index |Barclays Capital .. ACZ8XWNI3WIBK2824319 |. 03/06/2025 |.03/06/2028 |.............. L PR 8,359 180.2 i (V) FOUTTRO 207 | (V) FOUTTRO 208 |...
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BARCLAYS CUSTOM
4/14/2026 Strike @ Fixed Index Annuities
180.4727 BXI1G$125 .. |.ocovvnviieniiiiiiiienns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 04/13/2023 |. 04/14/2026 |.......... 5,286 |.......... 954,0421......... 180.4727 |.......... 43,031 [ooeeeeeis (1 (1) P 16,895 | evveeeeens o 16,895 |.......... (8,468))......ceeeennne (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
4/14/2027 Strike @ Fixed Index Annuities
185.9844 BX11G$167 ..
BARCLAYS CUSTOM

4/16/2027 Strike @ Fixed Index Annuities
186.85 BXI1GS169 ..... | oeveeiiiiieiieiiiiiieens Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 04/18/2024 |. 04/16/2027 |.......... 1,397 | 260,964 (........... 186.85 |........... 7,304 | (1 (1) I 3,510 [ eeeeeeeis [ 3,510 |.......... (1,488)]....cvveeennnne (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
4/18/2025 Strike @ Fixed Index Annuities
184.71 BXIIGS168 ..... |.eeeeeniiieeeeeeiiiees Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 04/18/2024 |.04/18/2025 |.......... 6,206 |........ 1,146,340 |........... 184.71.......... 22,09 | [0 R (1) F T4 e s 174 .......... [:+":)) R (1 [0 R [V 0f cooeenns 0/0 ..o
BARCLAYS CUSTOM
4/2/2027 Strike @ Fixed Index Annuities
188.47 BXIIGS163 ..o | eoveeiiiieiiiciiiiienns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWWI3WIBK2824319 |. 04/04/2024 |.04/02/2027 |............ 863 |.......... 162,570 |........... 188.47 |........... 5,283 [ceeeeeiiiis (1 (1) I 1,812 [ [ 1,812 | [C:255)) U (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
4/23/2027 Strike @ Fixed Index Annuities
183.82 BXIIGS171 L.ooe | oo Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 04/25/2024 |.04/23/2027 |............ 805 |.......... 147,920|........... 183.82........... 5,279 [ceeeiiiiinns [0 R [V F 2,703 | eeeeeeis e 2,703 ... (1,008)]...cvvveeeannne (1 [0 R [V 0f cooeenns 0/0 ..o
BARCLAYS CUSTOM
4/25/2025 Strike @ Fixed Index Annuities
183.78 BXIIGS170 ..oee | eoeeiiiiieiieeiiiiieens Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 04/25/2024 |. 04/25/2025 |.......... 9,188 |....... 1,688,506 |........... 183.78 |.......... 38,129 [ (1 (U IR 515 | o 515 |......... (12,959))...evveeene (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
4/30/2027 Strike @ Fixed Index Annuities
183.77 BXIIGST73 .ooee | eeeeeiiiiieceeiiiees Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 05/02/2024 |.04/30/2027 |............ 821 |.......... 150,787 |........... 183.77 | 6,236 |..uvvieeeenne [0 R [V F 2,785 |eeeeeeis [ 2,785 ... (1,026)]...cevveeenne (1 [0 R [V 0f oo 0/0 ..o
BARCLAYS CUSTOM
4/4/2025 Strike @ Fixed Index Annuities
188.86 BXI1G$162 .....
BARCLAYS CUSTOM

4/9/2027 Strike @ Fixed Index Annuities
187.13 BXIIGS165 ... | eeeeeiiiieeeeeeiiiees Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 04/11/2024 |.04/09/2027 |............. 234 | 43,710 187.13 | 1,446 | [0 R (1) F L) (RO A 566 |....oounnnen (PZL5)] (1 [0 R [V 0f cooeenns 0/0 ..o
BARCLAYS CUSTOM
5/13/2025 Strike @ Fixed Index Annuities
185.1249 BXI1GS174 .. |.oooviiiiiiiiiiiiiiieens Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 05/13/2024 |. 05/13/2025 |.......... 8,584 |....... 1,589,071 (......... 185.1249 |.......... 35,754 |oooiiienns (1 (1) I 1,260 [.ooovnines feeeeeis 1,260 ... (9,675 (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
5/13/2027 Strike @ Fixed Index Annuities
185.1249 BXI1GS175 .. |.eeeeeiiiiiieiiiiiiees Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 05/13/2024 |.05/13/2027 |......... 15,757 |........ 2,916,987 |......... 185.1249 |......... 105,012 | [0 R (1) F 47,930 [ oo | 47,930 |......... (18,389)[..eeeeeeennnnes (1 [0 R [V 0f oo 0/0 ..o
BARCLAYS CUSTOM
5/14/2025 Strike @ Fixed Index Annuities
180.3543 BXI1GS108 .. |.eoevviuriieiniiiiniinnns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 05/12/2022 |. 05/14/2025 |.......... 3,215 |.......... 579,913 ]......... 180.3543 |.......... 26,913 [coeeees (1 (1 IO 2,969 | .oooeiiiin e 2,969 |.......... (X)) (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
5/14/2026 Strike @ Fixed Index Annuities
182.9355 BXI1GS127 ... | eeeeeiiiiiieeeiiiees Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |.05/11/2023 |. 05/14/2026 |.......... 4,723 .......... 864,035 (......... 182.9355 |.......... 39,297 |ooeoiiiiiienns [0 R (1) F 11,908 |.evveeeeee o 11,908 |.......... (6,544)....ccccennnnnn (1 [0 R [V 0f cooeenns 0/0 ..o
BARCLAYS CUSTOM
5/14/2027 Strike @ Fixed Index Annuities
183.9324 BXI1GS177 .. |.oeevviiiiiiiiiiiiiienns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWWI3WIBK2824319 |.05/16/2024 |.05/14/2027 |............ 786 |.......... 144,565 |......... 183.9324 |........... 5,785 | (1 (1) I 2,666 | .eveeeeeen | 2,666 |............ (L7417 AT (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
5/16/2025 Strike @ Fixed Index Annuities
185.1577 BXI16$176 ..
BARCLAYS CUSTOM

5/2/2025 Strike @ Fixed Index Annuities
183.84 BXIIGS172 ..o | ooveiiiiieiieiiiiiees Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 05/02/2024 |. 05/02/2025 |........ 11,120 |........ 2,044,314]........... 183.84 |.......... 57,936 [..oceeeeiinnns (1 (1 IO 1,898 | o 1,88 ......... (15,505)).....evveeennne (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
5/28/2027 Strike @ Fixed Index Annuities
185.5403 BXI1GS179 .. |.eeeeeniiiiiiiiiiiiees Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 05/30/2024 |.05/28/2027 |............ 206 |........... 38,182]......... 185.5408 |........... 1,210 oo [0 R (1) -3 L (USRI I 611 [ [X55)] (1 (I R (1 0f oo 0/0 ..ocvrnnnns
BARCLAYS CUSTOM
5/30/2025 Strike @ Fixed Index Annuities
185.3205 BXI1GS178 .. |..ocoiivieeeniiiiininnenss Exhibit 5 ... [Equity/Index |Barclays Capital .. AC28XIINI3WIBK2824319 |. 05/30/2024 |. 05/30/2025 |.......... 6,93 ........ 1,290,383]......... 185.3205 |.......... 24,162................ [\ A [ PP 1,579 | o 1,679).......... (7,693)]..ccceennnnnee {1 PP [\ A [ PP 0] oo 0/0 ..

Exhibit 5 ... |Equity/Index |Barclays Capital .. ACZ8XINI3WIBK2824319 |. 04/11/2024 |. 04/14/2027 |......... 49,314 |....... 9,171,568

... 134,193 |.........(55,331).

Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 04/04/2024 |. 04/04/2025 |......... 15,543 |........ 2,935,506

Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 05/16/2024 |.05/16/2025 |......... 14,024 |........ 2,596,609......... 185.1577 |.......... 61,003 |.oeviiiieenns [V R (V) FOO 2,388 [ .eeeeeiis o 2,388 [......... (15,764)...cceeeennnns [V FO [V R [V FO 0
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BARCLAYS CUSTOM
6/11/2027 Strike @ Fixed Index Annuities
185.0081 BXI1GS181 .. |.oooviniiieiiiiiiiiieens Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWWI3WIBK2824319 |.06/13/2024 |.06/11/2027 |............ 182 ... 33,721 ........ 185.0081 |........... 1,274 |t (1 (U IR 7% [ RO 574 | (AL I (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
6/12/2026 Strike @ Fixed Index Annuities
186.1389 BX116$129 ..
BARCLAYS CUSTOM

6/13/2025 Strike @ Fixed Index Annuities
174.8713 BXI1G$105 .. |.oooviiviieiiiiiiiiieens Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |.06/13/2022 |.06/13/2025 |............ 909 ... 158,881 |......... 174.8713 |........... 7,259 [eeeeeeiiiiis (1 (1) I 3,572 e [ 3,572 ... (2,351)[eeeeeeeees (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
6/13/2025 Strike @ Fixed Index Annuities
184.8576 BXI1G$180 .. [....ccoevrvvereiininnnnns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 06/13/2024 |.06/13/2025 |.......... 6,434 |........ 1,189,451 1......... 184.8576 |.......... 29,405 |...coiiiieennn [0 R [V F 2,296 [.eeeeeeenns o 2,26 |.......... (7,636))-.cvvveeeannne (1 [0 R [V 0f cooeenns 0/0 ..o
BARCLAYS CUSTOM
6/13/2025 Strike @ Fixed Index Annuities
185.0394 BXI1GS182 .. |.eeevvurireiniiiiiiienns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 06/14/2024 |.06/13/2025 |......... 16,309 |....... 3,017,891 |......... 185.03%4 |.......... 67,847 |- (1 (1) I 5,483 | oo o 5,483 ........ (18,873 (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
6/14/2027 Strike @ Fixed Index Annuities
185.0394 BXI 168183 .. [..ovvvveeriiiiiiiiiinnes Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 06/14/2024 |.06/14/2027 |.......... 4,593 [.......... 849,9291......... 185.03%4 |.......... 30,775 [cuveeeeiies [0 R (1) F 14,485 (.o [, 14,455 |.......... (5,377)|vvveeeeennns (1 [0 R [V 0f cooeenns 0/0 ..o
BARCLAYS CUSTOM
6/20/2025 Strike @ Fixed Index Annuities
185.2313 BXI1GS184 .. |.oooviiiiieiiiiiiiiieens Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 06/20/2024 |.06/20/2025 |.......... 6,144 ........ 1,137,991 ......... 185.2313 |.......... 28,691 [c.eeeeeiis (1 (1 IO 2,182 e [ 2,132 ... (6,933)[..ceeeeeneen (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
6/25/2027 Strike @ Fixed Index Annuities
185.446 BXI1GS186 ... [..ooovveerrveriiiiinnnnns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 06/27/2024 |.06/25/2027 |............. 253 | 46,853 (.......... 185.446 |........... L1773 P [0 R (1) F L S T4 ). (2515)) (1 [0 R [V 0f oo 0/0 ..o
BARCLAYS CUSTOM
6/27/2025 Strike @ Fixed Index Annuities
185.5807 BX116$185 ..
BARCLAYS CUSTOM

7/11/2025 Strike @ Fixed Index Annuities
186.0299 BXI1G$187 .. [..ooovveerviiiiiiinnes Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |.07/11/2024 |.07/11/2025 |......... 10,659 |........ 1,982,922]......... 186.0299 [.......... 59,585 |...ooiiiiieenns [0 R [V F 3,860 |uurreeeeen | 3,860 |......... (10,945))...vvvnennne (1 [0 R [V 0f cooeenns 0/0 ..o
BARCLAYS CUSTOM
7/11/2025 Strike @ Fixed Index Annuities
187.9081 BXI1GS189 .. |..coovnviieiiiiiiiiieens Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |.07/11/2024 |.07/11/2025 |........ 16,010 |....... 3,008,486 |........ 187.9081 |.......... 74,288 | (1 (1) I K.Y P O 3,247 |......... (12,439))...cieenne (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
7/14/2025 Strike @ Fixed Index Annuities
176.842 BXI1GS107 ... [eeeeeieeeiiiieiicees Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |.07/13/2022 |.07/14/2025 |.......... 1,324 ... 234,162 ).......... 176.842 |.......... 10,818 | [0 R [V F 4,031 [ eeeeeees o 4,081 | [RH013)) R (1 [0 R [V 0f oo 0/0 ..o
BARCLAYS CUSTOM
7/14/2026 Strike @ Fixed Index Annuities
183.9201 BXIIGS131 .. |.ooeeiiiiiiiiiiiiiiieens Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |.07/13/2023 |.07/14/2026 |.......... 6,116 |........ 1,124,798 ......... 183.9201 [.......... 50,271 [eueeeeiiiis (1 (1) P 15,251 [.eveeeiins [ 15,251 | (7,912)]eeeeeees (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
7/23/2027 Strike @ Fixed Index Annuities
186.316897 BXI168192 [ ...occvvevrevieiiiienns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 07/25/2024 |.07/23/2027 |............ LZA T 143,566 |...... 186.316897 |........... 5,255 [cveeiiiiinns [0 R [V F 1,821 [ [ 1,821 | [(G155)) (1 [0 R [V 0f cooeenns 0/0 ..o
BARCLAYS CUSTOM
7/25/2025 Strike @ Fixed Index Annuities
185.922264 BXI1GS191 |..ooovunviieiiiiiiiiienns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 07/25/2024 |.07/25/2025 |.......... 3,217 [ 598,151 |...... 185.922264 |.......... 12,515 | (1 (1) I 1,316 [ oo [ 1,316 |.......... (3,088)]-...cuvveeannne (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
7/9/2027 Strike @ Fixed Index Annuities
186.5889 BX116$188 ..
BARCLAYS CUSTOM

7/9/2027 Strike @ Fixed Index Annuities
187.9081 BXI1GS190 .. |.ooovvnviieiniiiiiiieens Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |.07/11/2024 |.07/09/2027 |.......... 8,050 |........ 1,612,609 |........ 187.9081 |.......... 62,466 |................ (1 (1) P 19,980 |.evveereens o 19,980 |.......... (8,131))- e (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
8/1/2025 Strike @ Fixed Index Annuities
184.7996 BXI1G$193 .. [..ooeereeriiiiiiiienes Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 08/02/2024 |.08/01/2025 |.......... 3,144 1.......... 581,025(......... 184.79% |.......... 10,313 | [0 R [V F 2,01 | | 2,011 s [I1)) R (1 (I R (1 0f oo 0/0 ..ocvrnnnns
BARCLAYS CUSTOM
8/13/2025 Strike @ Fixed Index Annuities
184.1821 BXI1G$196 .. |..ooovivvnneeiiiiininnnss Exhibit 5 ... [Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 08/13/2024 |. 08/13/2025 |......... 25,342 ]........ 4,667,633]......... 184.1821......... 116,224 |................ [\ A [ P 19,007 |.evveeeeen o 19,007 ......... (29,922)]...0ceeennneee {1 PP [\ A [ PP 0] oo 0/0 ..

Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWWI3WIBK2824319 |. 06/13/2023 |. 06/12/2026 |....

1,687,785]......... 186.1389 [.......... 75,622

Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |.06/27/2024 |.06/27/2025 |....

... 958,779 )......... 185.5807 |..

....(5,586)|.

Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |.07/11/2024 |.07/08/2027 |............ 338 | 62,987 1......... 186.5889 [........... 2,812 |, [V R (V) FOUTTRO 946 |...
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BARCLAYS CUSTOM
8/13/2027 Strike @ Fixed Index Annuities
183.5969 BXI1GS199 ... | .ooeviiiiieiiiiiiiiienns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |.08/15/2024 |.08/13/2027 |............ 440 | 80,867 |......... 183.5969 |........... 3,519 [cueeeeiis (1 (1 IO 1,354 | o 1,354 | (456)]- ... (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
8/13/2027 Strike @ Fixed Index Annuities
184.1821 BXI16$197 ..
BARCLAYS CUSTOM

8/14/2025 Strike @ Fixed Index Annuities
179.8505 BX11G$109 .. |.ooovvuviieiniiiiiiienns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |.08/11/2022 |. 08/14/2025 |.......... 2,118 |.......... 380,997 ......... 179.8505 |.......... 17,562 | (1 (1) I 4,252 [ oo [ 4,282 |.......... (3,966)[...ccceeennnnnn (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
8/14/2026 Strike @ Fixed Index Annuities
181.0262 BXI1G$133 .. [.eooeeueeriiiiiiiinnes Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |.08/11/2023 |. 08/14/2026 |.......... 1,999 ... 361,904......... 181.0262 |.......... 13,085 | [0 R [V F TA9 e e 7129 s (3,001)) e (1 [0 R [V 0f cooeenns 0/0 ..o
BARCLAYS CUSTOM
8/15/2025 Strike @ Fixed Index Annuities
183.7467 BXI1G$198 .. |..covvnviieiniiiiiiienns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 08/15/2024 |.08/15/2025 |.......... 3,259 [cocennnee 598,739 |......... 183.7467 |.......... 15,804 |...evveeennee (1 (1) I 2,753 | oo [ 2,783 |.......... [ 0773) N (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
8/27/2027 Strike @ Fixed Index Annuities
184.6588 BXI1G$201 .. [..ooovueeriiiriiiinnns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 08/29/2024 |.08/27/2027 |............ 219 | 40,357 ......... 184.6588 |........... 1,687 [coveeeeinnns [0 R (1) F 612 [ oo [ (71 I (A1) (1 [0 R [V 0f cooeenns 0/0 ..o
BARCLAYS CUSTOM
8/29/2025 Strike @ Fixed Index Annuities
184.3922 BXI1GS200 ... | .eovvvunvrieineiiiniieens Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 08/29/2024 |. 08/29/2025 |.......... 5,453 [........ 1,005,459 |......... 184.3922 |.......... 25,519 | (1 (1 IO 4,289 [ [ 4,249 .......... (6,198)]...cvvveeannnne (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
8/6/2027 Strike @ Fixed Index Annuities
184.2788 BXI1G$195 .. [..ooovveeeiiiniiiinnns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |.08/08/2024 |.08/06/2027 |............ 746 |.......... 137,459 |......... 184.2788 |........... 5,386 |-.uvveieennne [0 R [V F 2,149 e [ 2,149 [............ [WLC)) (1 [0 R [V 0f oo 0/0 ..o
BARCLAYS CUSTOM
8/8/2025 Strike @ Fixed Index Annuities
185.1227 BX11G$194 ..
BARCLAYS CUSTOM

9/10/2027 Strike @ Fixed Index Annuities
184.2625 BXI16$203 ... [.eevecveeriiiriiiinenas Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 09/12/2024 |.09/10/2027 |.............. Kl 7,13 184.2625 |.............. 3 [0 R (1) F M4 o [ AL O (15)) (1 [0 R [V 0f cooeenns 0/0 ..o
BARCLAYS CUSTOM
9/10/2027 Strike @ Fixed Index Annuities
184.9974 BXI1GS205 ... | .oeovvnrvieeneeiiiiaenns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 09/12/2024 |.09/10/2027 |.......... 8,739 |....... 1,616,727 |......... 184.9974 |.......... 68,253 [...ocoeennnns (1 (1) P 20 VA DU OO 28171 ..o [CI72:)) TN (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
9/12/2025 Strike @ Fixed Index Annuities
175.6312 BXI1GS111 .. [.eoeeieiiiiiis Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 09/13/2022 |.09/12/2025 |............ 288 | 50,540......... 175.6312 |........... 2,285 [ceeeeiis [0 R [V F 1,210 [ceeiies [ 1,210 |oos ({170 (1 [0 R [V 0f oo 0/0 ..o
BARCLAYS CUSTOM
9/12/2025 Strike @ Fixed Index Annuities
184.2472 BXI1G8202 ... | .oeevvunviieeieeiiiiienns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 09/12/2024 |. 09/12/2025 |.......... 3,337 | 614,7411......... 184.2472 |.......... 16,649 |....oveeennnnee (1 (1 IO 2,048 | .o [ 2,948 |.......... (3,892)[.cceeeennee (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
9/12/2025 Strike @ Fixed Index Annuities
184.9974 BXI16$204 ... [.eoveveeeiiiiiiiienes Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 09/12/2024 |.09/12/2025 |........ 31,078 |........ 5,749,362......... 184.9974 |......... 143,881 [ooeeeeiiins [0 R (1) F 28,421 [ | 23,421 |......... (33,612)).ccevveeennne (1 [0 R [V 0f cooeenns 0/0 ..o
BARCLAYS CUSTOM
9/14/2026 Strike @ Fixed Index Annuities
181.0932 BXI1G$135 .. |.eoovviiiiniiiiiiiiieens Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 09/13/2023 |. 09/14/2026 |......... 10,558 |........ 1,911,942]......... 181.0932 [.......... 68,837 |- (1 (1) P 38,632 [ ..o |eees 38,632 ......... (15,659).....cvveeennne (U FO (1 (U FOT 0f oo 0/0 ..o
BARCLAYS CUSTOM
9/24/2027 Strike @ Fixed Index Annuities
185.2335 BX11G$207 ...
BARCLAYS CUSTOM

9/26/2025 Strike @ Fixed Index Annuities
185.5293 BXI1GS206 ... | .oeevvunvvieineiiiniaenns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 09/27/2024 |.09/26/2025 |.......... 4,486 |.......... 832,253 ]......... 185.5293 |.......... 2,173 [ (1 (1 IO 3,272 et [ 3,272 .......... (4,585)...ccceennnnnen (U FO (1 (U FOT 0f oo 0/0 ..o
NASDAQ NIGHT QWL
1/13/2026 Strike @ Fixed Index Annuities
19898.5208 NIGHT$008 [ .....ceeeevuvereiueenennens Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWBUPSK1K14  [. 01/14/2025 |.01/13/2026 |.............. L1 I 222,863 |.....cveennn 19899 [.vvvveeeennnes [V F 13,256 [cvvveeeeeinnnes [V F 4,898 | eeeeeeis o 4,898 |.......... [(25655:)) R (1 (I R (1 0f oo 0/0 ..ocvrnnnns
NASDAQ NIGHT OML
1/16/2026 Strike @ Fixed Index Annuities
20281.84 NIGHT$009 ... [.cccveeeieiiiiiieneennns Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQR4N7OVEWBJPSK1K14 . 01/17/2025 |. 01/16/2026 |............... K R 56,384]............. 20282 ... [ AP 3,476 ... [ PP 986 | ..o | 96 |.......... (2,490)]...cccennnnnnne {1 PP [\ A [ PP 0] oo 0/0 ..

Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWWI3WIBK2824319 |.08/13/2024 |.08/13/2027 |....

........ 1,126,984 /.........184.1821 |.......... 47,108

... 17,861 ...

Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |.08/08/2024 |.08/08/2025 |....

....661,108|......... 185.1227 |..

Exhibit 5 ... |Equity/Index |Barclays Capital .. ACZ8XWWI3WIBK2824319 |. 09/27/2024 |. 09/24/2027 |.............. 70 e 13,013).......0 185.2335 |...vvveennnnn 564 |oeeeiiies [V R (V) FOUTTRO 192...




STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)

2'903

NASDAQ NIGHT OWL
1/2/2026 Strike @ Fixed Index Annuities
20058.7377 NIGHTS006 | ....ovvvvreeiiunvreenannne Exhibit 5 ... |Equity/Index |BNP Paribas ........ KVQRAN7OVEWBJPSK1K14  [. 01/03/2025 |. 01/02/2026 |............... (-] R 121,757 [ 20059 ..o (1) I 7,545 [ (1 IO 2,382 [ oo [ 2,342 .......... (5,203)[..cceeeenees (U FO (1 (U FOT 0f oo 0/0 ..o
NASDAQ NIGHT OWL
1/30/2026 Strike @ Fixed Index Annuities
20237.4144 NIGHT$010
NASDAQ NIGHT OWL
1/7/2026 Strike @ Fixed Index Annuities
20158.91 NIGHTS007 .. |.cccvvvereeeiiiiiiiennene Exhibit 5 ... |Equity/Index |BNP Paribas ........ KVQRAN7OVEWBJPSK1K14  [. 01/08/2025 |.01/07/2026 |............... [T R 185,089 |............. 20159 .o (1) P 10,800 [ooeeiiiiiennns (1) I 3,409 | ..o [ 3,409 |.......... (7,301 (U FO (1 (U FOT 0f oo 0/0 ..o
NASDAQ NIGHT OWL
11/26/2025 Strike @ |Fixed Index Annuities
20082.85 NIGHT$001 .. | .coureeeieeiiiiieeens Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWBUPSK1K14 [ 11/26/2024 |. 11/26/2025 |............... L1 PR 19,280 ... 20083 |........... 1,186 [ooveeeeinns [0 R (1) F K 1 (USRI I 7 | [(C1:K)) A (1 [0 R [V 0f cooeenns 0/0 ..o
NASDAQ NIGHT OWL
12/11/2025 Strike @ |Fixed Index Annuities
20927.98 NIGHTS003 ... | .ccevvvereeeiiniiinneene Exhibit 5 ... |[Equity/Index |BNP Paribas ........ KVQRAN7OVEWBUPSK1K14 [ 12/12/2024 |. 12/11/2025 |............... K R 68,434 |............. 20928 |........... 3741 | (1 (1) PO L3111 [ IO 668 |.......... (1,773)) e (U FO (1 (U FOT 0f oo 0/0 ..o
NASDAQ NIGHT OWL
12/17/2025 Strike @ |Fixed Index Annuities
21179.17 NIGHT$004 .. |.cocerreiieeiiiiieeen, Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWBUPSK1K14 . 12/18/2024 |. 12/17/2025 |.............. 18] 383,131 ..o 2179 ... 15,248 |..evvvieennne [0 R [V F 3,228 |.eeeeeeis o 3,28 |.......... [(H07X)) (1 [0 R [V 0f cooeenns 0/0 ..o
NASDAQ NIGHT OWL
12/26/2025 Strike @ |Fixed Index Annuities
20511.788 NIGHT$005 . | ..evvveeeeeiiiiiinneenne Exhibit 5 ... |Equity/Index |BNP Paribas ........ KVQRAN7OVEWBUPSK1K14 . 12/27/2024 |. 12/26/2025 |.............. 2. 247 577 [ 20512 |.......e. 13,407 | (1 (1 IO 3,699 |..ooiiiins e 3,699 [.......... (7,314)].eeeeeeee (U FO (1 (U FOT 0f oo 0/0 ..o
NASDAQ NIGHT OWL
12/3/2025 Strike @ Fixed Index Annuities
20139.54 NIGHTS002 ... |.eevuvveeeeeeiiiiaeaaenns Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWBUPSK1K14 [ 12/04/2024 |. 12/03/2025 |............... L1 PR 18,327 ..o 20140 |........... 1,302 | [0 R (1) F el IR R 299 | [(CX70) U (1 [0 R [V 0f oo 0/0 ..o
NASDAQ NIGHT OWL
2/13/2026 Strike @ Fixed Index Annuities
20089.8587 NIGHT$011
NASDAQ NIGHT OWL
3/25/2026 Strike @ Fixed Index Annuities
18571.59 NIGHTS013 ... | .eeeeiiiiiiieiiiiees Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWBJPSK1K14 . 03/26/2025 |. 03/25/2026 |.............. L1 I 195,187 ... 18572 |- [V F 12,048 | (1) F 10,080 [.cooeveeens | 10,080 |.......... (1,968)]......ccceeeeen (1 [0 R [V 0f cooeenns 0/0 ..o
NASDAQ NIGHT OWL
3/4/2026 Strike @ Fixed Index Annuities
1950711 NIGHTS012 .. |.oooviiiiiiiiiiiiiiiieens Exhibit 5 ... |Equity/Index |BNP Paribas ........ KVQRAN7OVEWBJPSK1K14  [. 03/05/2025 |. 03/04/2026 |............... (-] R 118,018 ............ 19507 |- (1) I 5,886 |..ccuvieeeannne (1) I K-TE) P O 3,675 ... (2,211 (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 1/13/2026
Strike @ 2192.96 Fixed Index Annuities
464218247 . | e Exhibit 5 ... |[Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 01/14/2025 |.01/13/2026 |.............. Ll 44,122(.......... 2192.96 |..cuviieenne (V) F 1,208 [coveeiiiiinens (1) F FL:ICJ) (ST I 786 [ceveeennnne (7)) S (1 [0 R [V 0f oo 0/0 ..o
RUSSELL 2000 1/14/2026| o
Strike @ 2219.237 Fixed Index Annuities Bank of America
46428248 ... | e Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO  [. 01/14/2025 |. 01/14/2026 |.......... 4,900 |...... 10,874,705 |......... 2219.287 [ (1) T 675,315 [cooeiiiiiinns [ R 107,867 |.vveeeeeens e 107,867 |....... (567,449)....ceeeennnen (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 1/16/2026] o
Strike @ 2265.51 Fixed Index Annuities Bank of Anerica
464208249 ..o | e Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO . 01/17/2025 |.01/16/2026 |.............. L2 99,025(.......... 2265.51 |..uvieeene (V) F [ N (1) F (S0 (USRI A 640 |.......... (5,701).cceeeeeens (1 [0 R [V 0f cooeenns 0/0 ..o
RUSSELL 2000 1/16/2026
Strike @ 2275.88 Fixed Index Annuities
464208250 ... [ e Exhibit 5 ... |Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 01/17/2025 |.01/16/2026 |.............. K 78,882].......... 2275.88 |- (1) I 2,226 [ (1) PR I3 T R 722 | (1,503 (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 1/2/2026
Strike @ 2239.96 Fixed Index Annuities
464208245 .............. .
RUSSELL 2000 1/21/2026
Strike @ 2275.88 Fixed Index Annuities
464208251 ..o [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 01/22/2025 |.01/21/2026 |.............. 45 |.......... 102,437 |.......... 2275.88 |- (1) I 6,728 | (U IR 629 | | 629 |.......... (L)) (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 1/22/2026
Strike @ 2303.72 Fixed Index Annuities
464218252 ...vveeiiiin [ e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 01/22/2025 |.01/22/2026 |............ 167 |.......... 384,836 .......... 2303.72 | e [V F 22,052 [coeeeiiiiianns [V F 1,853 |t o 1,853 ......... (20,199)).cevvvvrennnnns (1 (I R (1 0f oo 0/0 ..ocvrnnnns
RUSSELL 2000 1/23/2026
Strike @ 2307.74 Fixed Index Annuities
464208254 ...oeeeeiiii [, Exhibit 5 ... [Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 01/24/2025 |. 01/23/2026 |.............. 9B 219,697{.......... 2807.74 ..o [ PR 17,210 | [ PP 1,621 | | 1,621)......... (15,590)] .. ceveenee {1 PP [\ A [ PP 0] oo 0/0 ..

Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWBJPSK1K14 (. 01/31/2025 |.01/30/2026 |.... ... 219,981

..... 4,105 ... <4105 (7,979))

Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWBJPSK1K14 (. 02/14/2025 |. 02/13/2026 |....

... 265,342

Exhibit 5 ... [Equity/Index |Goldman Sachs ...... W22LROWP2 IHZNBBBKS28 [ 01/03/2025 |. 01/02/2026 |.............. L7 99,566 |.......... 2239.96 [..vverieeinnnns (V) FOT 6,490 [....ooeeennnnns (V) FOUTTRO 76 |...




STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)

8'903

RUSSELL 2000 1/23/2026
Strike @ 2314.597 Fixed Index Annuities
464208253 ..ot [ Exhibit 5 ... |Equity/Index |Goldman Sachs ...... W22LROWP2IHZNBB6KS28 | 01/23/2025 |. 01/23/2026 |.............. 590...is 136, 121......... 2314597 [..evnniinnnnnnee [V I T7% [ (V) PO L7 IR RO 597 |oeeennne (7,197))- e (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 1/28/2026
Strike @ 2284.02 Fixed Index Annuities
464208256 ...
RUSSELL 2000
Strike @ 2283.1 Fixed Index Annuities
464208255 ..o [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 01/29/2025 |.01/20/20%6 |.............. X3 R 75,982.ccveeennns 22831 |eeveiiiiiiiis [V I 4,32 (V) PO LX) I R 463 |.......... (3,879 (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 1/30/2026
Strike @ 2287.692 Fixed Index Annuities
464218258 ....vviiiiiies [ e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |.01/31/2025 |.01/30/2026 |.............. LS 135,958 |......... 2287692 [..oeeeeeennnns (V) F 7,987 [ (1) F 805 [..oeniies [oeeeiiiiens 805 |.......... (AR7)) A [V O [0 R [V 0f cooeenns 0/0 ..o
RUSSELL 2000 1/30/2026
Strike @ 2290.24 Fixed Index Annuities
464208259 ... [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |.01/31/2025 |.01/30/2026 |.............. 20 49,400 .......... 2290.24 [.evvnnnnnnnnnee (V) 2,838 [ceeiiiiiiinnns (V) PO P21 (R IR 287 oo (573 (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 1/30/2026
Strike @ 2307.45 Fixed Index Annuities
464218257 ..o [ e Exhibit 5 ... |Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 01/30/2025 |.01/30/2026 |.............. [ 104,412.......... 230745 i [V F 12,620 | (1) F (-7 (USRI I 662 |......... [RRIRT:)) [V O [0 R [V 0f cooeenns 0/0 ..o
RUSSELL 2000 1/7/2026
Strike @ 2260.75 Fixed Index Annuities
AB42L8246 ... [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |.01/08/2025 |.01/07/2026 |.............. 65].......... 147,853 .......... 2260.75 |.oeoeeeeeiens [V I 7,961 i, (V) PO L)) [ U 98 ... (7,043 (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000
10/14/2025 Strike @ |Fixed Index Annuities
2248.639 464208231 ... | .eeoiriiiieiiiiiieee, Exhibit 5 ... [Equity/Index |Goldman Sachs ...... W22LROWP2HZNBBBKS28 | 10/14/2024 |. 10/14/2025 |.......... 2,350 |........ 5,284,886 ......... 2248.639 |......... 316,851 [c.oeeeeinnnnns [0 R (1) F 18,929 [.ooeeeiis [ 18,929 |....... (208,040)...ccvvvernnnns [V O [0 R [V 0f oo 0/0 ..o
RUSSELL 2000
10/17/2025 Strike @ |Fixed Index Annuities

Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWWI3WIBK2824319 |. 01/29/2025 |.01/28/2026 |....

... 213,236

(11,380).

2231.11 464206232 ... Exhibit 5 ... |Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 10/21/2024 |. 10/17/2025 |.... ... 102,8%9.......... 2231.11........... 5,542 ....(3,814). 0.

RUSSELL 2000 10/2/2025

Strike @ 2222.89 Fixed Index Annuities

464208229 ..o [ e Exhibit 5 ... [Equity/Index |Goldman Sachs ...... W22LROWP2IHZNBBBKS28 | 10/02/2024 |. 10/02/2025 |............ 279 | 620,431 |.......... 2222.89 |.......... 36,284 [..oooeeinnnnns [0 R [V F KLY PUUUUTRRI 3,747 |........ (26,686)[.....00unnnnnnnn [V O [0 R [V 0f cooeenns 0/0 ..o

RUSSELL 2000
10/23/2025 Strike @ |Fixed Index Annuities
2232.7 46428233 ..... |.eeciiiiiiiiiiiieeeee Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 10/23/2024 |. 10/23/2025 |.............. 49 .......... 108,398 ........... 2.7 |- 5,701 | (1 (1) PR 550 | evvieeeeen o 550 |.oeunnnnee (4,687)...ccvveeennne (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000
10/30/2025 Strike @ |Fixed Index Annuities

2245.86 464208234 ... |.eeiiiiiiiiiiiiieee, Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 10/30/2024 |. 10/30/2025 |.............. 87 | 194,694 1.......... 2245.86 |.......... 12,160 |oooeeiiiieenns [0 R (1) F [L7K]) T R, 7] . (8,098)].......cceevnnnn [V O [0 R [V 0f oo 0/0 ..o
RUSSELL 2000 10/9/2025

Strike @ 2192.87 Fixed Index Annuities

464208230 ..o [ Exhibit 5 ... |[Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 10/09/2024 |. 10/09/2025 |.............. Th......... 162, 141.......... 2192.87 |........... 8,858 [..cceeinnns (I [V IO ALK (O 2,638 |.......... (8,000)]....cuvenennnne (U FO (1 (U FOT 0f oo 0/0 ..o

RUSSELL 2000
11/13/2025 Strike @ |Fixed Index Annuities

2367.29 464208235 ... [ oo Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BBB53 |. 11/13/2024 |. 11/13/2025 |......ceee. L1 S 94,644].......... 2367.29 .o 4,808 |vveneeiaenen U S (L S FA S A LA (3,025)..0vevenene (1] U S (L) [0 0/0 o
RUSSELL 2000

11/14/2025 Strike @ |Fixed Index Annuities Bank of America

2336.939 46428236 ... [..eriririiiiiiiiiine, Exhibit 5 ... |Equity/Index [Merr ................. EYKNGVOZCBBVDOIULBBO . 11/14/2024 |. 11/14/2025 |.......... 2,419 ]........ 5,653,850 |......... 2336.939 |......... 343,546 [..vovvveenne (L] S (L] LE:TR T [ 6,811 ]....... (151,642)]..vcvvceenenn (L) U] O (L (0] 0/0 evveee.

RUSSELL 2000
11/26/2025 Strike @ |Fixed Index Annuities
2425.29 464208237 ...
RUSSELL 2000

12/10/2025 Strike @ |Fixed Index Annuities
2392.84 464208239 ... |.icciiiiiiiiiiiiieee, Exhibit 5 ... |Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 12/11/2024 |. 12/10/2025 |.............. L IR 225,142).......... 2392.84 |.......... 777 |t (1 (U IR 268 [ .o [eeeeeiiies 268 |.......... (5,307 (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000
12/12/2025 Strike @ |Fixed Index Annuities
2346.9 464208241 ... | oo Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 12/13/2024 |. 12/12/2025 |.......... 2,634 (....... 6,182,486 |........... 2346.9|......... 383,345 |..vviieene [0 R [V F 10,623 |.uvveeeeees o 10,623 |....... (181,038)[...ceeeeennnes (1 (I R (1 0f oo 0/0 ..ocvrnnnns
RUSSELL 2000
12/12/2025 Strike @ |Fixed Index Annuities
2370.03 464208240 ... [.cccoriiiiiiiiiiiiieinns Exhibit 5 ... [Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 12/13/2024 |. 12/12/2025 |.............. 45.......... 105,964|.......... 2370.03|........... 5,897 |.ceneennnnne [\ A [ PP W4 | 1441.......... (2,732)]cceeeennees {1 PP [\ A [ PP 0] oo 0/0 ..

Exhibit 5 ... [Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 11/27/2024 |. 11/26/2025 |.............. L R 184,734(.......... 2425.29|.......... 19,180 |ooeeiiiiieens [V R (V) FOUTTRO 158 |...
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1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
RUSSELL 2000
12/17/2025 Strike @ | Fixed Index Annuities Bank of America
2338.46 464208242 ... |.eoiiiiiiiiiieieiiiis Exhibit 5 ... |Equity/Index Merr ................. EYKN6VOZCBBVDIIULBBO |. 12/18/2024 |. 12/17/2025 |.............. 72 I 75,018 (.......... 2338.46 |........... A [t [V O [V (G0N SR I 160 |..ccenn (2,345)]. v [V [V PO (U [V (. 0/0 weviiaees

RUSSELL 2000
12/19/2025 Strike @ |Fixed Index Annuities
2231.51 464206243 ...
RUSSELL 2000

12/26/2025 Strike @ |Fixed Index Annuities

Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 12/20/2024 |. 12/19/2025 |....

2231.51...........6,636

e (4,717)].

2264.30188 464208244 [ ....coeeiiiiiiiiiiiiiinnns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 12/27/2024 |. 12/26/2025 |.............. 85]......... 191,379|..... 2264.301881 |.......... 10,469 [ (I (V) IO 1,084 [ .ovveiiiins [ 1,034 |.......... (8,850)]....cuveeannnne (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 12/3/2025

Strike @ 2420.27 Fixed Index Annuities

464208238 ...ovvieeieies [ e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 12/04/2024 |. 12/03/2025 |.............. LX) I 104,798 |.......... 2420.27 | 6,001 |.oeiiieeenne [0 R [V P U L) R (1,860)]......cceeennnn [V O [0 R [V 0f cooeenns 0/0 ..o

RUSSELL 2000 2/13/2026
Strike @ 2279.981 Fixed Index Annuities
464208263 ....oooeeiees | e Exhibit 5 ... |[Equity/Index |BNP Paribas ........ KVQRAN7OVEWBUPSK1K14  [. 02/14/2025 |. 02/13/2026 |.......... 9,774 |...... 22,284,352 |......... 2279.981 [..oeeeeenes (1) R 607,473 [..cceiiianns (1) T 165,736 [..oooennns fereennne 165,736 |....... (441,738)...eeeeee (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 2/13/2026
Strike @ 2282.62 Fixed Index Annuities
464208264 ....oveieeiies | e Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWBUPSK1K14 . 02/14/2025 |. 02/13/2026 |.............. 62 .......... 140,724.......... 2282.62 |..ccvreeinnnn (V) F 3777 | (1) F (76 [T R, 74 I [P28:0X)) (1 [0 R [V 0f cooeenns 0/0 ..o
RUSSELL 2000 2/25/2026
Strike @ 2222.31 Fixed Index Annuities
464208265 .....ooeeeies | e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWWI3WIBK2824319 |. 02/26/2025 |.02/25/2026 |............ 186 |.......... 414,350 |.......... 222231 [ (1) P 19,787 | (1 IO 5,769 | eoveeeins e 5,769 |......... (14,019)f.ceeeeenes (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 2/27/2026
Strike @ 2147.97 Fixed Index Annuities
464218267 .....evvveeees [ e Exhibit 5 ... |Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 02/28/2025 |.02/27/2026 |.............. 84......... 181,082].......... 24797 | (V) F 5,683 [...cceeiiinnns [V F 5,760 | cuvvreeeae | 5,760 |.cuvveennnnne L] R (1 [0 R [V 0f oo 0/0 ..o
RUSSELL 2000 2/27/2026
Strike @ 2163.07 Fixed Index Annuities
464216266 ...
RUSSELL 2000 2/6/2026
Strike @ 2279.71 Fixed Index Annuities
464208260 ......ooveeees [ eeeiiiiee e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 02/07/2025 |.02/06/2026 |.............. [ 1 212,629|.......... 219.71 |eeiiie [V F 12,313 [ [V F 1,458 |t e 1,458 |........ (10,856)[....0vvnnnnnnnns (1 [0 R [V 0f cooeenns 0/0 ..o
RUSSELL 2000 2/6/2026
Strike @ 2293.27 Fixed Index Annuities
464208261 ... [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |.02/07/2025 |.02/06/2026 |............ 707 |........ 1,621,755 (.......... 2293.27 [ (1) P 87,125 | (1) I 9,660 | .uvvveeenes | 9,660 |......... (77,465)|......cccneeee (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 2/9/2026
Strike @ 2279.71 Fixed Index Annuities
464208262 .....eeeeeeies [ e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 02/10/2025 |.02/09/2026 |.............. L1 189,581].......... 219.71 |eeiiiiee [V F 11,610 [ooeeeiiiiieens [V F 1,344 | o 1,344 ........ (10,266)[.....0vvvnnnnnnn (1 [0 R [V 0f oo 0/0 ..o
RUSSELL 2000 3/11/2026
Strike @ 2055.09 Fixed Index Annuities
464208271 s | e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWWI3WIBK2824319 |. 03/12/2025 |.03/11/2026 |............ 122 oo 250,659 |.......... 2055.00 |....eeeeeennne (1) P 14,789 [ (1) P 11,709 | v o 11,709 |.......... [(H01)) (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 3/12/2026
Strike @ 2026.47 Fixed Index Annuities
464218270 ... | e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 03/12/2025 |.03/12/2026 |............ 220 .. 446,067 |.......... 2026.47 |.cccuvvnannnnne [V F 29,815 [, (1) F 24,430 [ oo | 24,430 |.......... (5,385)[..uvvvennnnnnnns (1 [0 R [V 0f cooeenns 0/0 ..o
RUSSELL 2000 3/13/2026| o
Strike @ 1993.69 Fixed Index Annuities Bank of America
46428272 ... | e Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO . 03/13/2025 |. 03/13/2026 |............ 450 |.......... 896,303 .......... 1993.69 |- (1) P 61,396 |...ooeeernnnnnn (1) P 57,980 [..ooeeinns forneaennne 57,980 |.......... (3,417 (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 3/13/2026| o
Strike @ 2044.1 Fixed Index Annuities Bank of Anerica
46428273 ............. . Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO . 03/14/2025 |. 03/13/2026 |.......... 9,151 |...... 18,705,028 ........... 20441 [ooeeiiiiiins 0]...... 1,122,298 |..ovveeennne (1) R 934,808 |...
RUSSELL 2000 3/18/2026

Strike @ 2049.935 Fixed Index Annuities
46428274 ..o | Exhibit 5 ... [Equity/Index |Nomura ............... 0Z3V05H2G7GRSO5BHJ91 [ 03/18/2025 |. 03/18/2026 |............ 138 |.......... 283,691 |......... 2049.935 |.....eueeennne (1) P 18,440 |.....oeeeenn. (1) P 14,120 | o 14,120 |.......... (4,321)] e (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 3/19/2026
Strike @ 2082.077 Fixed Index Annuities JP Morgan & Company
464218275 ..o [ e Exhibit 5 ... [Equity/Index |.....coeveeiiieiinnnnnns 815DZNZKVSZI INUHU748 . 03/19/2025 |. 03/19/2026 |............ 267 |.......... 554,998 1......... 2082.077 |- [V F 20,313 [ooeeiiiiinns [V F 23,056 [.ceeniiees |oeeenins 23,056 |........... 2,743 [ (1 (I R (1 0f oo 0/0 ..ocvrnnnns
RUSSELL 2000 3/20/2026
Strike @ 2056.983 Fixed Index Annuities
464208277 . [, Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQR4N7OVEWBJPSK1K14 . 03/21/2025 |. 03/20/2026 |............. 491.......... 923,421]......... 2056.983 |................ [ PR 26,041 [.eeeeennnnnnes [ P 4,761 .o [ 44,761 .......... 18,720 ..o {1 PP [\ A [ PP 0] oo 0/0 ..

Exhibit 5 ... |Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 02/28/2025 |.02/27/2026 |....

... 498,242).......... 2163.07 |..

....... (187,491))cceeiieee s O e O i O el 0
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1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
RUSSELL 2000 3/20/2026
Strike @ 2068.63 Fixed Index Annuities
464218276 ....eeeeeeee | e Exhibit 5 ... |Equity/Index BNP Paribas ........ KVQRAN7OVENBJPSK1K14  |. 03/21/2025 |. 03/20/2026 |.............. 25 | 51,757 |.......... 2068.63 [...eeeeeeeennnnn [ 1,207 |oeeeeeiieees (U 2,382 | | 2,342 e 1,185 [ [V [V PO (U [V (. 0/0 weviiaees

RUSSELL 2000 3/27/2026
Strike @ 2023.274 Fixed Index Annuities
46428278 ...
RUSSELL 2000 3
Strike @ 2081.56

Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWWI3WIBK2824319 |. 03/28/2025 |.03/27/2026 |....

... 150,167 |......... 2023.274 |..

.. 9,424 (..

..... 8,914 ... ...8,0141.. ... (510)].

Index Annuities

484208279 .. [ Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVQRANTOVEWBIPSK1K14 . 03/28/2025 |. 03/27/2026 |............ Pk 548,325 .......... 2081.56 |-v.venrvennnn (1) 12,224 [ (o) 23,948 [ oo [ 23,948 |.......... 1,724 | (1) (L] S (1) (L] I [V
RUSSELL 2000 3/4/2026

Strike @ 2107.54 Fixed Index Annuities Bank of America

464218268 .. [ Exhibit 5 ... |Equity/Index |Merr .....ocoovovnne EYKNGVOZCBBVDIIULBBO . 03/05/2025 |. 03/04/2026 |............ 121 | 255,223 .......... 210754 [.cvvieriiinne (1) 16,127 |oveveevees (1] 8,293 [ e [ 8,293 [ovvnn. [C2K: 2] (1] (L] (1] [0 0/0 o
RUSSELL 2000 3/6/2026

Strike @ 2080.81 Fixed Index Annuities Bank of America

464208269 ... [ Exhibit 5 ... |Equity/Index [Merr ................. EYKNGVOZCBBVD9IULBBO  |. 03/07/2025 |. 03/06/2026 |............. 495 |........ 1,029,273 ... 2080.81 |+vvenrrennen (1) 66,046 [...vvevrnennnns (o) 39,91 [neeeeries foeinne 39,911 [oonenns [CIRKL)) (1) (L] S (1) (L] I [V
RUSSELL 2000 4/10/2025

Strike @ 2078.39 Fixed Index Annuities

464218185 ... [ Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BBB53 |. 04/10/2024 |.04/10/2025 |............ 187 |oveeeeene 389,282 ].......... 2078.39 [ovoene 12,108 |-venveveeeene (L] (1) KIJRRE PSS N 30,113 |oouevene (7,280).cvvvevinnne (1] (L] (1] [0 0/0 o
RUSSELL 2000 4/11/2025

Strike @ 2050.48 Fixed Index Annuities Bank of America

464218186 v [ Exhibit 5 ... |Equity/Index [Merr ................. EYKNGVOZCBBVDOIULBBO . 04/12/2024 |. 04/11/2025 |.............. 48 98,751 |ovevrnee 2050.48 ... 5,321 |overereeene (L] S (L] 5,306 | evereres forrrennnn 5,306 [...ovonen [GI:11) (1) (L] S (1) (L] I [V

RUSSELL 2000 4/14/2025
Strike @ 2003.174 Fixed Index Annuities
464218187 .o [ e Exhibit 5 ... |Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 04/12/2024 |. 04/14/2025 |.......... 7,886 |...... 15,796,249 |......... 2003.174 |......... 623,428 |.....cvvveennnn [0 R 0]...... 1,699,435 |.evveeeees ounne 1,699,435 |.......... 43,401 [oooeiiiiiens (1 [0 R [V 0f oo 0/0 ..o
RUSSELL 2000 4/17/2025
Strike @ 1949.45 Fixed Index Annuities
464216189 ... e |-
RUSSELL 2000 4/17/2025

Strike @ 1979.73 Fixed Index Annuities
464218188 .......ovveees [ e Exhibit 5 ... |Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 04/17/2024 |.04/17/2025 |............ 160 |.......... 317,054 .......... 1979.73 |.......... 14,193 | [0 R (1) F 36,444 | ..o | 36,444 ... T4 )i (1 [0 R [V 0f cooeenns 0/0 ..o
RUSSELL 2000 4/2/2025
Strike @ 2110.59 Fixed Index Annuities
464208183 ... [ Exhibit 5 ... |Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 04/02/2024 |. 04/02/2025 |............ 195 .o 411,861].......... 2110.59 |.......... 17,375 | (1 (1) P PRI 1 [ I 23,387 |.......... (8,441)[..ceeeeennes (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 4/24/2025
Strike @ 1972.34 Fixed Index Annuities
464208190 ..o [ e Exhibit 5 ... [Equity/Index |Goldman Sachs ...... W22LROWP2 IHZNBB6KS28 . 04/24/2024 |. 04/24/2025 |............ 165 |.......... 324,529.......... 1972.34 |.......... 21,390 [ouveeieiinns [0 R (1) F 35,234 | | 35,234 |.......... (4,59)....ccceeeennns (1 [0 R [V 0f oo 0/0 ..o
RUSSELL 2000 4/25/2025| o
Strike @ 1988.77 Fixed Index Annuities Bank of America
464208191 L. [ Exhibit 5 ... [Equity/Index |Merr ................. EYKN6VOZCBBVDIIULBBO . 04/26/2024 |. 04/25/2025 |.............. L1 O 169,523 .......... 1988.77 |.......... 10,967 |oeoiiiienns (1 (1) P 16,964 |.evveeeeens o 16,964 |.......... (2,778).eeeeeee (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 4/4/2025
Strike @ 2066 Fixed Index Annuities
464208184 ... [ e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 04/05/2024 |. 04/04/2025 |............ 144 .......... 298,289 |.....cuveennnn 2086 |.......... 18,229 |.vvveeeennns [0 R (1) F 12,01 | s 12,911 | (3,186)]...cceeeeennnn (1 [0 R [V 0f cooeenns 0/0 ..o
RUSSELL 2000 5/1/2025
Strike @ 1980.11 Fixed Index Annuities
464208192 ..o [ Exhibit 5 ... |Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 05/01/2024 |.05/01/2025 |............ 14 .......... 224,881 (.......... 1980. 11 |.......... 10,112 |eeeieeees (1 (1) P 26,9% [..ooonnees |oeeeins 26,99 [...oooonenns 803 [ (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 5/14/2025
Strike @ 2085.694 Fixed Index Annuities
464208196 ........eeens .
RUSSELL 2000 5/15/2025

Strike @ 2073.75 Fixed Index Annuities
464218197 . | Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 05/15/2024 |. 05/15/2025 |.............. L) O 119,469 |.......... 2073.75 |- 7,921 | (1 (1 IO 5,495 [ oo [ 5,4% |.......... (2,998)[..ceeeeenees (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 5/16/2025
Strike @ 2095.28 Fixed Index Annuities
464208198 ..o [ e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |.05/17/2024 |.05/16/2025 |.............. [ O 116,120 |.......... 2095.28 |........... [ [0 R [V F 4,81 | | 4,811 ). (2,763).0vvvveninnnnnns (1 (I R (1 0f oo 0/0 ..ocvrnnnns
RUSSELL 2000 5/16/2025
Strike @ 2099.37 Fixed Index Annuities
464208199 ....oeeeeeeies [, Exhibit 5 ... [Equity/Index |Barclays Capital .. AC28XIINI3WIBK2824319 |. 05/22/2024 |. 05/16/2025 |.............. [N 191,442|.......... 2099.37 |.......... 10,385 |..eeveeeennnee [\ A [ PP (L I T 6,842].......... (5,148)]..cccennnnnnne {1 PP [\ A [ PP 0] oo 0/0 ..

Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWBUPSK1K14 (. 04/19/2024 |. 04/17/2025 |....

.... 166,658 |.......... 1949.451...........8,782

... 19,975 (...

Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWBJPSK1K14  [. 05/14/2024 |. 05/14/2025 |.......... 1,980 [........ 4,130,613 ]......... 2085.694 |......... 200,591 |ooeeeiiiiieenn [V R (V) FO 148,827 | ... 148,827 |....... (RPN (112)) A [V FO [V R [V FO 0
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1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
RUSSELL 2000 5/2/2025
Strike @ 1975.64 Fixed Index Annuities
464208193 .o | Exhibit 5 ... |Equity/Index |Goldman Sachs ...... W22LROWP2|HZNBBBKS528  |. 05/03/2024 |. 05/02/2025 |............... 4 13,039 ].......... 1975.64 |........... 1,080 [ooeeeeeiiinns [V O (U 1,169 | s 1,169 |............ [2215)) A [V [V PO (U [V (. 0/0 weviiaees
RUSSELL 2000 5/23/2025
Strike @ 2073.24 Fixed Index Annuities
464218200 ... Exhibit 5 ... |Equity/Index |BNP Paribas ........ KVORNTOVENBJPSK1K14 . 05/24/2024 |. 05/23/2025 |.... 2073.24 [ 8,619 [ O [ 0 o 9,388 ... ...9,388 ...

RUSSELL 2000 5,
Strike @ 2066.85 Fixed Index Annuities
464208201 ..o [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 05/29/2024 |.05/29/2025 |.............. K21 U 63,473 (.......... 2066.85 |........... 3,104 | (1 (1) I 3,401 .o [ 3,401 |.......... (1,922)]-eeeeeeeee (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 5/30/2025| o
Strike @ 2043.83 Fixed Index Annuities Bank of Anerica
464208202 ....vveiieeies [ e Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO . 05/31/2024 |. 05/30/2025 |.............. 65 [......... 132,931 .......... 2043.83 |....oeenn 7,563 | [0 R [V F 8,560 | uuvreeeae | 8,560 |.......... (4,061)]......ccceennnn (1 [0 R [V 0f cooeenns 0/0 ..o
RUSSELL 2000 5/8/2025
Strike @ 2063.34 Fixed Index Annuities
464208194 ... | Exhibit 5 ... |Equity/Index |Wells Fargo ........ KB1H1DSPRFMYMCUFXTO9  [. 05/08/2024 |. 05/08/2025 |............. 299 ... 617,764|.......... 2063.34 |.......... 34,051 [eoeeeeis (1 (1) P 27,648 | .oooeeiin [ 27,648 |......... (15,082)]...eevveenne (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 5/9/2025
Strike @ 2061.51 Fixed Index Annuities
464208195 ..ovveiiiiies [ e Exhibit 5 ... [Equity/Index |Goldman Sachs ...... W22LROWP2 IHZNBB6KS28 [ 05/10/2024 |. 05/09/2025 |............ L7 312,690 .......... 2061.51 |.......... 17,318 | [0 R (1) F 13,163 |.evveeeeees [ 13,163 |.......... (8,662)]................ (1 [0 R [V 0f cooeenns 0/0 ..o
RUSSELL 2000 6/12/2025
Strike @ 2033.34 Fixed Index Annuities
464208205 .....oeeeeeees [ e Exhibit 5 ... |Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 06/18/2024 |. 06/12/2025 |.............. 68 |.....cc... 138,511 ..o 2033.34 |........... 5,650 |.ueerieeanne (1 (1) P 16,312 |.evveeeeees o 16,312 ..ot [RZ15)] I (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 6/13/2025
Strike @ 2006.159 Fixed Index Annuities

464208206 ......ovveeees [ eeeiiieeeeeie, Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 06/14/2024 |.06/13/2025 |.......... 3,282 [........ 6,523,387|......... 2006.159 |......... 373,513 |oeeeiiiiiens [0 R (1) F 504,879 [..ccureees | 504,879 |....... (241,272)]..cvvveeennen (1 [0 R [V 0f oo 0/0 ..o
RUSSELL 2000 6/13/2025

Strike @ 2040.39 Fixed Index Annuities

46425207 ... e |- Exhibit 5 ... [Equity/Index |BNP Paribas ... KVQRAN7OVEWBUPSK1K14 . 06/14/2024 |. 06/13/2025 |.... ... 193,490 |.......... 2040.39 |........... 7,822 L 11,535 L

RUSSELL 2000 6/20/2025

Strike @ 2021.02 Fixed Index Annuities Bank of Anerica

464208209 ....vvieieiies [ e Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO . 06/21/2024 |. 06/20/2025 |.............. 65 [......... 131,669 .......... 2021.02 |-cevvennn LY F [0 R [V F 9,757 [ eeeeeeeis o 9,757 | [(NL70) (1 [0 R [V 0f cooeenns 0/0 ..o
RUSSELL 2000 6/20/2025

Strike @ 2024.3 Fixed Index Annuities Bank of America

464208208 ......oeeeeees [ e Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO . 06/20/2024 |. 06/20/2025 |............ 204 ).......... 412,937 .. 2024.3 ... 23,459 | (1 (1) P KPR P [ 31,128 ... (12,967)[.cvveeeennen (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 6/25/2025

Strike @ 2026.43 Fixed Index Annuities

464208210 . [ e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |.06/26/2024 |.06/25/2025 |............ 104 |.......... 211,580 |.......... 2026.43 |.......... 1,378 | [0 R (1) F 16,454 [ .ooeeeeiis [ 16,454 |.......... (7,779 (1 [0 R [V 0f oo 0/0 ..o
RUSSELL 2000 6/5/2025

Strike @ 2064.14 Fixed Index Annuities

46428203 ... [ e Exhibit 5 ... |[Equity/Index |BNP Paribas ........ KVQRAN7OVEWBUPSK1K14 . 06/05/2024 |. 06/05/2025 |.............. P N 57,837 |..eueeeen 2064.14 |........... 2,858 | (1 (1 IO 2,824 | [ 2,424 |.......... (1,809))- . (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 6/6/2025

Strike @ 2053.87 Fixed Index Annuities

464208204 ..o [ e Exhibit 5 ... [Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 06/07/2024 |. 06/06/2025 |.............. K7 I 69,832(.......... 2053.87 |..uveennnn 2,937 [ceveeiiiis [0 R [V F 6,923 .ot e 6,923 |............ (H£5)) I (1 [0 R [V 0f cooeenns 0/0 ..o
RUSSELL 2000 7/10/2025

Strike @ 2032.51 Fixed Index Annuities

464208212 . | Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |.07/10/2024 |.07/10/2025 |............. 282 | 471,156 |.......... 2032.51 | 27,875 [ceeeeees (1 (1) P LI [ I 25,973 |......... (23,022).....cvveennne (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 7/11/2025

Strike @ 2048.63 Fixed Index Annuities Bank of Anerica

4642L8213 .............. . Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO (. 07/12/2024 |.07/11/2025 |.............. L7 90,7%.......... 2048.63 |........... 5,675 |ceiiieeeene [0 R [V F 4,304 |t e 4,304 (.......... [R-173) R (1 [0 R [V 0

RUSSELL 2000 7/14/2025

Strike @ 2148.267 Fixed Index Annuities

464208214 ..o | Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |.07/12/2024 |.07/14/2025 |.......... 3,037 |........ 6,525,232[......... 2148.267 |......... 375,160 [..ooeeeeenennns (1 (1) P 71,980 [ .ooeeeinns foreeennne 71,980 |....... (274,885)......ovvenee (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 7/17/2025

Strike @ 2182.73 Fixed Index Annuities Bank of Anerica

464208215 ..ovviiiieies [ e Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO (. 07/17/2024 |. 07/17/2025 |.............. L1 116,274 .......... 2182.73 | 7877 |eeeeeiiiieens [0 R (1) F [£73) T R, 732 (4,285))ccciiienne (1 (I R (1 0f oo 0/0 ..ocvrnnnns
RUSSELL 2000 7/18/2025

Strike @ 2198.29 Fixed Index Annuities Bank of America

464208216 .o [ Exhibit 5 ... [Equity/Index [Merr ................. EYKN6V0ZCBBVDIIULBBO |. 07/19/2024 |. 07/18/2025 |............... Sleennn. 10,882).......... 2198.29|.............. 641 ). 0f i 0. .7 FSPTPTS ORI .72 I, (362))..uvveenennn. O, 0f i, O, 0f oo 0/0 toonnee
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1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
RUSSELL 2000 7/25/2025
Strike @ 2220.55 Fixed Index Annuities
464218217 s | e Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 07/26/2024 |.07/25/2025 |.............. [ . 125,239 .t 2220.55 |........... (18772 R [V O (U (S0 [ IR 608 |.......... (6,932)]vnueeeeenennnn [V [V PO (U [V (. 0/0 weviiaees
RUSSELL 2000 7/3/2025
Strike @ 2021.91 Fixed Index Annuities
464208211 ... Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVQRAN7OVENBJPSK1K14  |. 07/03/2024 |. 07/03/2025 |.... ... 189,514 ).......... 2021.91]...........9,804 ....(8,228)]. 0.

RUSSELL 2000 8.
Strike @ 2195.35 Fixed Index Annuities
464208218 ... [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 08/02/2024 |.08/01/2025 |.............. (-7 R 147,462|.......... 2195.35 |........... 5,748 |...eeveeenne (1 (1) PR (3121 [ IR 638 |.......... (5,463)....ccccennnnnn (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 8/14/2025
Strike @ 2084.32 Fixed Index Annuities
464208221 .o [ e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 08/14/2024 |.08/14/2025 |.......... 2,405 |........ 5,013,3382.......... 2084.32|......... 306,654 |.....cuvvveennnn [0 R (1) R 175,308 [.ooeeennis [ 175,308 |....... (276,792)). v (1 [0 R [V 0f cooeenns 0/0 ..o
RUSSELL 2000 8/15/2025
Strike @ 2057.72 Fixed Index Annuities
464208220 ... | e Exhibit 5 ... |Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 08/14/2024 |.08/15/2025 |.............. L1 199,249 |.......... 2057.72 |- 11,924 | (1 (1) P 16,908 | evveeeeens o 16,903 |.......... (3,615)[..ceeeeenenes (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 8/15/2025
Strike @ 2114.84 Fixed Index Annuities
464208222 ..o | e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |.08/16/2024 |.08/15/2025 |............ 103 |.......... 218,273 .......... 2114.84 |.......... 15,011 | [0 R [V F 5,659 | eeeeeeeis o 5,659 [......... (11,289)f.evveeecenes (1 [0 R [V 0f cooeenns 0/0 ..o
RUSSELL 2000 8/21/2025
Strike @ 2141.92 Fixed Index Annuities Bank of America
464208223 ..o | e Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO . 08/21/2024 |. 08/21/2025 |.............. 2. 26,110|.......... 2141.92 | 1,830 |oeeeiiiieens (1 (U IR AT IR RO LAK] T [QI::12)) I (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 8/28/2025
Strike @ 2199.82 Fixed Index Annuities
464208224 ..o | e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |.08/28/2024 |.08/28/2025 |............ 104 |.......... 229,529.......... 2199.82 ... 13,586 |...vvveeeeennee [0 R [V F 1 AT4 [ [ 1174 ). [CNTL)) R (1 [0 R [V 0f oo 0/0 ..o
RUSSELL 2000 8/7/2025
Strike @ 2120.44 Fixed Index Annuities
46425219 ... T I
RUSSELL 2000 9/11/2025

Strike @ 2099.65 Fixed Index Annuities
464208226 ....vveeeieies [ e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |.09/11/2024 |.09/11/2025 |.............. 721 108,888 |.......... 2099.65 |........... 6,815 |.cuuieeenne [0 R [V F 3,290 [.eeeeeenns o 3,20 [ (6,888)....c0vveeennnnn (1 [0 R [V 0f cooeenns 0/0 ..o
RUSSELL 2000 9/12/2025
Strike @ 2182.49 Fixed Index Annuities
46428227 ... | e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 09/13/2024 |. 09/12/2025 |.......... 3,015 |........ 6,579,574|.......... 2182.49 |......... 388,173 [coeeeees (1 (1) P 55,200 [..covviees |oeeeies 55,209 |....... (299,545).........eveees (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 9/25/2025
Strike @ 2221.79 Fixed Index Annuities Bank of Anerica
464208228 ..o [ e Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO (. 09/25/2024 |. 09/25/2025 |............ 163 |.......... 362,618 .......... 2221.79 | 16,284 |...ooveeennnne [0 R [V F 1,733 |t o 1,733 ... (14,947 (1 [0 R [V 0f oo 0/0 ..o
RUSSELL 2000 9/4/2025
Strike @ 2210.16 Fixed Index Annuities Bank of America
464208225 ..o | e Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO  [. 09/04/2024 |. 09/04/2025 |.............. 65 [.......... 143,307 |.......... 2210.16 |........... 5,445 ...t (1 (U IR L1 (R IO 567 |- (5,728)[.eveeeennes (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 1/13/2026
Strike @ 5840.99 Fixed Index Annuities
T846LS3B6 .......ocvven [ eeeirieee e Exhibit 5 ... |Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |.01/14/2025 |.01/13/2026 |............ 917 |........ 5,355,545 .......... 5840.99 |...cvvveennnne (1) 251,489 |..evnnenne (1) R 268,285 [..cuvreee | 268,285 |.......... 16,796 |..vvveeennne (1 [0 R [V 0f cooeenns 0/0 ..o
S&P 500 1/14/2026
Strike @ 5842.91 Fixed Index Annuities Bank of America
T8ABLSE7 .oooeeeee [ e Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO . 01/14/2025 |. 01/14/2026 |......... 44,200 |..... 258,256,680 |.......... 5842.91 | 0].... 22,158,421 ... 0].... 12,044,445 | ..o | 12,944,445 |..... (9,213,976).....eeenes (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 1/16/2026
Strike @ 5926.83 Fixed Index Annuities Bank of Anerica
7846L8368 .............. Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO [. 01/17/2025 |.01/16/2026 |.......... 1,929 ... 11,433,803 |.......... 5926.83 |..uvriiiennne 0]...... 1,056,485 |....evveennnne (1) F 483,557 |...
S&P 500 1/16/2026
Strike @ 5996.66 Fixed Index Annuities
TBAELEBBT .ooeee [ e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 02/07/2025 |.01/16/2026 |.......... 4,081)...... 24,473,39|.......... 5996.66 |.......ceeennn. 0]...... 2,083,438 [...ooeeennnnnnn (1) PO 885,713 [ .o | 885,713 |..... (1,147,725)]...oveeeeee (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 1/16/2026
Strike @ 5996.66 Fixed Index Annuities
T846LS369 .....cvvveees [ e Exhibit 5 ... [Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 01/17/2025 |.01/16/2026 |.......... 1,986 |...... 11,909,966 |.......... 5996.66 |......eveeennnne (1) 565,004 |.......cevveenns (1) 431,235 |t o 431,235 |....... (133,769))...cvvveeenene (1 (I R (1 0f oo 0/0 ..ocvrnnnns
S&P 500 1/2/2026
Strike @ 5897.55 Fixed Index Annuities
7846L8364 ......eeeees [ e, Exhibit 5 ... [Equity/Index |Goldman Sachs ...... W22LROWP2 [HZNBB6K528 [. 01/03/2025 |. 01/02/2026 |.......... 1,788 |...... 10,545,822|.......... 5897.55].....eueeneenne [ PR 920,908 |.......eeeee [ PR 452,274 | evveeeeen [ 452,274 |....... (468,633).......0cue..... {1 PP [\ A [ PP 0] oo 0/0 ..

Exhibit 5 ... |Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 08/07/2024 |.08/07/2025 |....

....163,189).......... 2120.44 ..

... 7,267 |...

483,557 |....... (572,928)]....00vieennne [V FO [V R [V FO 0
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1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of ltem(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
S&P 500 1/21/2026
Strike @ 6018.22 Fixed Index Annuities
TBABLS3T0 .evvveeeeeee | e Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 01/22/2025 |.01/21/2026 |.......... 1,290 |........ 7,763,925|.......... 6018.22 [c.eueeeeennnnnn [V 710,222 [oeeeeeeeeennnnn [V PG R 269,663 |....... (440,560).......ccvnnnnnn [V [V PO (U [V (. 0/0 weviiaees
S&P 500 1/22/2026
Strike @ 6086.37 Fixed Index Annuities
7846L$371 ... Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 01/22/2025 |.01/22/2026 |..........1,671 [...... 10,169,472|.......... 6086.37 |.. 830,736 |... ...299,607 | ... +..299,607 |....... (531,129)|. 0.
S&P 500 1/23/2
Strike @ 6101.24 Fixed Index Annuities
TBABLS3TA ..eeeeeeeee | e Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 01/24/2025 |.01/23/2026 |.......... 3,715 |...... 22,663,117 |.......... 6101.24 [ 0f..... 1,059,074 |..ccevvnnennnees [V 649,507 [..eveneeees forreennne 649,507 |....... (409,567).....ceeeennnnnn [V [V PO (U [V (. 0/0 weviiaees
S&P 500 1/23/2026
Strike @ 6101.24 Fixed Index Annuities
TBABLS3BE ......eunveven | e Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 02/07/2025 (. 01/23/2026 |.......... 3,195 |...... 19,494,011 .......... 6101.24 [oeeviiiinnnnns 0f..... 1,388,011 |eveeeneine (U R 557,544 | coeeeei [ 557,544 |....... (830,467)[......ccevnnnnns [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 1/23/2026
Strike @ 6108.51 Fixed Index Annuities
TBABLS3TS ..eeeeeieeee | e Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 01/24/2025 |.01/23/2026 |............ 404 |........ 2,467 472|.......... 6108.51 [...eieeeennnnnn [V 197,790 [oeeeeeeiiiees (V)] 69,389 |..covvvinns fernins 69,389 |....... (128,401)[....cceeeennnnns [V [V PO (U [V (. 0/0 weviiaees
S&P 500 1/23/2026
Strike @ 6118.71 Fixed Index Annuities
TBABLS3T2 ..oovvvvviees | e Exhibit 5 ... |Equity/Index [Goldman Sachs ...... W22LROWP2|HZNBBBKS528  |. 01/23/2025 |. 01/23/2026 |.......... 1,038 ........ 6,351,343 |.......... 6118.71 e (U R 521,741 [oeiiiiininnns (U R 172,720 [eeeneeeeen o 172,720 |....... (349,022)]...c0vvnnnnnne [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 1/28/2026
Strike @ 6058.37 Fixed Index Annuities
TBABLS3TT eeeeeeeeee | e Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 01/29/2025 |.01/28/2026 |.......... 1,391 [........ 8,424,951 |.......... 6058.37 [ceueeeeeennnnnn [V 679,601 [..ceevrennnnnnes [V R 273,409 | .ooevvvnnns fernes 273,409 |....... (406,192)[.....ceevennnnnn [V [V PO (U [V (. 0/0 weviiaees
S&P 500 1/29/2026
Strike @ 6039.31 Fixed Index Annuities
TBABLS3TE ...oevveveeee | eeeeeeeeei e Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 01/29/2025 (. 01/29/2026 |.......... 2,568 |...... 15,511,364].......... 6039.31 |..eevvnnnns 0f..... 1,276,969 |....ccvvvnnnnnns (U R 530,319 | .eeeeeii [ 530,319 |....... (746,650)(.......ccevnnnns [ [V R [ Of cevvennnns 0/0 wivieins
S&P 500 1/30/2026
Strike @ 6040.53 Fixed Index Annuities
7846L$379 ... Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3W/|BK2824319 |.01/31/2025 |.01/30/2026 |.... 10,407,048 |.......... 6040.53 |.. 860,563 |... ...357,502 | ... ....357,502 |....... (503,061)|. 0.
S&P 500 1/30/2026
Strike @ 6057.85 Fixed Index Annuities
TBABLS3BO ...eevvnniiees | Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |.01/31/2025 |.01/30/2026 |............ 740 |........ 4,483,778 .......... 6057.85 [cvuuniiiiinnnnnn (U R 367,393 |..evvnenns (U R 147,695 [.eeeneeeecn o 147,695 |....... (219,698)[......ccevvnnnnn [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 1/30/2026
Strike @ 6071.17 Fixed Index Annuities
TBABLS3T8 ..eeeveeeeee | e Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 01/30/2025 |. 01/30/2026 |.......... 2,480 |...... 15,055,8%|.......... 607117 [ [V 715,670 [.eeeeeeennnees [V . 480,660 [.....cevvnn |ennnnnn 480,660 |....... (235,010)f...ceeeeeeennns [V [V PO (U [V (. 0/0 weviiaees
S&P 500 1/7/2026
Strike @ 5923.35 Fixed Index Annuities
TBABLS36S .....cevvvnees | Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |.01/08/2025 |.01/07/2026 |............ 641 [........ 3,797,519 ).ccuennnns 5923.35 [..oiiiiiiinnnns (U R 313,304 |..evvinne (U R 156,423 | .ovvvenns [ 156,423 |....... (156,881)[...ccvvvnnnnnnns [ [V R [ Of cevvennnns 0/0 wivieins
S&P 500 10/10/2025
Strike @ 5785.99 Fixed Index Annuities
TBABLS336 ...ceevveneee | Exhibit 5 ... |Equity/Index BNP Paribas ........ KVQRAN7OVENBJPSK1K14 | 10/11/2024 |. 10/10/2025 |.......... 1,473 |........ 8,525,193 .......... 5785.99 |......... 742,633 |.eeeeeeeeeennn [V O [V 353,773 | eeevvvnns fernens 353,773 |....... (360, 160)[-..cevvvnnnnnees [V [V PO (U [V (. 0/0 weviiaees
S&P 500 10/14/2025
Strike @ 5859.85 Fixed Index Annuities
TBABLS33T ..oovvvvviees | e Exhibit 5 ... |Equity/Index [Goldman Sachs ...... W22LROWP2|HZNBBBKS28 | 10/14/2024 |. 10/14/2025 |.......... 3,943 ...... 23,107,498 |.......... 5859.85 |...... 2,079,676 |...ccevvnnnnnnnn [V PR (U R 799,386 [..evnneeens [orrinnn 799,386 |....... (919,024)....cvvvvnnnnne [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 10/16/2025
Strike @ 5819.02 Fixed Index Annuities
TBABLS33B ...oeevveeee | Exhibit 5 ... |Equity/Index BNP Paribas ........ KVQR4N7OVENBJPSK1K14  |. 10/16/2024 |. 10/16/2025 |.......... 2,076 |...... 12,081,740 |.......... 5819.02 |...... 1,059,324 |..oeeeeeennn [V O [V R LYK R 473,669 |....... (497, 148).....ceeeennnnnn [V [V PO (U [V (. 0/0 weviiaees
S&P 500 10/17/2025
Strike @ 5843.91 Fixed Index Annuities
7846L$340 .............. Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 10/21/2024 |. 10/17/2025 |.......... 1,439 (....... 8,410,146 |.......... 5843.91........ 666,317 [...ccevvvnennnns [V PR Of....... 311,661 |... 311,661 |....... (337, 444)...cvvennnnn [ [V PR [ 0
S&P 500 10/2/2025
Strike @ 5739.39 Fixed Index Annuities
TBABLS333 ...eeeeevees | Exhibit 5 ... |Equity/Index [Goldman Sachs ...... W22LROWP2|HZNBBBKS528  |. 10/02/2024 |. 10/02/2025 |.......... 1,846 |...... 10,593,422|.......... 5739.39|......... 830,583 |...uuneeeeenn [V O [V YL VN [ I 474,830 |....... (464,192)..cevveaenne [V [V PO (U [V (. 0/0 weviiaees
S&P 500 10/23/2025
Strike @ 5852.16 Fixed Index Annuities
T846LS341 . [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3NIBK2824319 |. 10/23/2024 |. 10/23/2025 |.......... 1,99 |...... 11,291,32].......... 5852.16 |......... 841,274 | (L () 419,301 [ cvoveens [ 419,391 |....... [CLIN:7:)) (L) (L (1) (1] I [V
S&P 500 10/24/2025
Strike @ 5813.53 Fixed Index Annuities

T846LS3A2 e [ Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWSJPSK1K14 |[. 10/25/2024 |. 10/24/2025 |.......... 1.442)........ 8,382,587.......... 5813.53|......... 706,752 ... 0f i 0. 345,400 ) ..vveeieen [ 345,400 )....... (346,956)]....0ceeeennnes O, 0f i, O, 0f oo 0/0 toonnee
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1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
S&P 500 10/3/2025
Strike @ 5706.78 Fixed Index Annuities
TBABLS334A ...eeeeeeies | Exhibit 5 ... |Equity/Index BNP Paribas ........ KVQRAN7OVENBJPSK1K14  |. 10/04/2024 |. 10/03/2025 |.......... 1,051 ........ 5,997,655 |.......... 5706.78 |......... 532,211 |oveeeeeeeeena [V O [V R 292,567 | .oevvvnnnns fernens 292,567 |....... (269,136)[....ceeeeennnnn [V [V PO (U [V (. 0/0 weviiaees
S&P 500 10/30/2025
Strike @ 5827.95 Fixed Index Annuities
7846L.$343 .... Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 10/30/2024 |. 10/30/2025 |..........2,118 |...... 12,345,113 |.cevennnns 5827.95 |...... 1,056,249 ...503,215 | ... ....503,215 |....... (505, 155)|. 0.
S&P 500 10/31/.
Strike @ 5746.99 Fixed Index Annuities
TBABLS3AA .....coeeees | Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 11/01/2024 |. 10/31/2025 |............ 707 |........ 4,060,996 |.......... 5746.99 |......... 307,772 [t [V O [V 200,983 [.evveneeees foeeeeene 200,983 |....... (176,646)]....ccvvennnnnes [V [V PO (U [V (. 0/0 weviiaees
S&P 500 10/9/2025
Strike @ 5712.97 Fixed Index Annuities
TBABLS335 ....oeevvviis | e Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 | 10/09/2024 [. 10/09/2025 |.......... 1,083 |........ 5,904,012).......... 5712.97 |.oovunens S544,715 |ovveeeiiiiinnn [V PR (U R 289,670 [..evuneenns o 289,670 |....... (263,891)[....evveiennnn [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 11/13/2025
Strike @ 5984.19 Fixed Index Annuities
TBABLS3AT .oeeeeeeeeee | Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 | 11/13/2024 |. 11/13/2025 |.......... 1,054 |........ 6,310,269 (.......... 5984.19 |......... 537,790 |-eveeeeeeennnnn [V O [V L7072 T [ I 182,021 |....... (224,766)|......ccevnnnnnn [V [V PO (U [V (. 0/0 weviiaees
S&P 500 11/14/2025 ) .
Strike @ 5949.17 Fixed Index Annuities Bank of America
TBABLS34A8 ......oevvies | Exhibit 5 ... |Equity/Index [Merr ................. EYKN6VOZCBBVDOIULB8O |. 11/14/2024 |. 11/14/2025 |........ 17,018 |..... 101,245,890 |.......... 5949.17 |...... 8,099,611 |...cccuvnnnnnnns [V PR 0f..... 3,209,741 | eeeeeeen [ 3,209,741 |..... (3,741,237 ))ccveeeiiinnnnns [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 11/14/2025
Strike @ 5975.92 Fixed Index Annuities
TBABLS349 ....eeeieies | Exhibit 5 ... |Equity/Index BNP Paribas ........ KVORAN7OVENBJPSK1K14  |. 11/15/2024 |. 11/14/2025 |.......... 1,154 [........ 6,895,256 |.......... 5975.92|......... 497,374 | [V O [V R 204,403 | ..coovnnnns fernnnnns 204,403 |....... (248,082)]...cvveeeeenee [V [V PO (U [V (. 0/0 weviiaees
S&P 500 11/20/2025
Strike @ 5894.55 Fixed Index Annuities
TBABLS35T ..iiiiiiiees | e Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVQRAN7OVENBJPSK1K14  |. 11/20/2024 |. 11/20/2025 |.......... 1,621]........ 9,555,832].......... 5894.55 [........ 805,718 [..oceevvvnnnnnns [V PR (U R 359,060 [..eeuneennn forrnnnn 359,060 |....... (372,290)..cvvvennnnns [ [V R [ Of cevvennnns 0/0 wivieins
S&P 500 11/21/2025
Strike @ 5934.67 Fixed Index Annuities
7846L$352 ... Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 | 11/22/2024 |. 11/21/2025 |............ 817 [........ 4,846,726 |.......... 5934.67 |.........423,204 ...165,373 | ... ....165,373 |....... (180,890)|. 0.
S&P 500 11/26/2025
Strike @ 5988.91 Fixed Index Annuities
TBABLS3DS .....oevvvis | e Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB6S3 | 11/27/2024 |. 11/26/2025 |.......... 1,409 |........ 8,437,416 |.......... 5988.91 |......... 712,228 |oeveeeeeennnnn [V PR (U R 254,495 [.eeeeeeniii o 254,4% |....... (300, 147)[...eeeevinnnnns [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 11/7/2025
Strike @ 5802.51 Fixed Index Annuities
TBABLS3AS ....eeeeeves | Exhibit 5 ... |Equity/Index BNP Paribas ........ KVORAN7OVENBJPSK1K14 | 11/07/2024 |. 11/07/2025 |.......... 2,948 |...... 17,105,799 |.......... 5802.51 |...... 1,776,553 [t [V O [V 763,487 | .oeveeeees e 763,487 |....... (716, 110)]..eevveeees [V [V PO (U [V (. 0/0 weviiaees
S&P 500 11/7/2025
Strike @ 5963.4 Fixed Index Annuities
TBABLS346 .......evvnves | aeeeeeeeii e Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 11/08/2024 |. 11/07/2025 |............ 350 |....... 2,087,011 ].cceveennns 5963.4{......... 182,383 [cveiiiinnnnns [V PR Oferenes 61,993 |..oovnii [ 61,993 |......... (75, 721)[cc e [ [V R [ Of cevvennnns 0/0 wivieins
S&P 500 12/10/2025
Strike @ 6056.85 Fixed Index Annuities
TBABLS3D6 ...eeevvenees | Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 12/11/2024 |. 12/10/2025 |.......... 1,709 |...... 10,352,005|.......... 6056.85 |........ 898,666 |......ccevnnnnnn [V O [V R 273,920 | .oovvvnnnns fernns 273,920 |....... (347 ,616).....cceeennnnnn [V [V PO (U [V (. 0/0 weviiaees
S&P 500 12/12/2025
Strike @ 6051.09 Fixed Index Annuities
TBABLS3DY .....eevvvies | Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 12/13/2024 |. 12/12/2025 |.......... 2,507 |...... 15,167,057 |.......... 6051.09 |...... 1,274,828 |...coeevvnannnns [V PR Ofeeeees 412,812 [ [ 412,812 |....... (512,477 e [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 12/12/2025
Strike @ 6051.09 Fixed Index Annuities
TBABLS358 ...oeeeveneee | Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 12/13/2024 |. 12/12/2025 |......... 27,040 |..... 163,622,200 |.......... 6051.09 |..... 18,751,778 |oeeeeeee [V O 0f..... 4,453,421 |...ooooeins | 4,453,421 |..... (5,528,606)[.....cccnnunnnnn [V [V PO (U [V (. 0/0 weviiaees
S&P 500 12/12/2025
Strike @ 6063.19 Fixed Index Annuities
T846LS357 ......cevunnnn Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 12/13/2024 |. 12/12/2025 |............ 887 |........ 5,378,353 |.......... 6063.19 |......... L7 00 (172 FRRRN [V PR (U R 141,505 | ... 141,505 |....... (179,374)...eiveinnnnns [ [V PR [ 0
S&P 500 12/17/2025 ) .
Strike @ 6056.07 Fixed Index Annuities Bank of America
TBABLS360 ..eevveeeeeee | eeeeeiiii s Exhibit 5 ... |Equity/Index Merr ................. EYKN6VOZCBBVDIIULBBO |. 12/18/2024 |. 12/17/2025 |.......... 1,432 ....... 8,673,201 |.......... 6056.07 |........ 688,177 |eeeeeeeeees [V O [V 234,807 [.evveneeees e 234,807 |....... (294,498)]..cvvvueeeeenen [V [V PO (U [V (. 0/0 weviiaees
S&P 500 12/19/2025
Strike @ 5870.07 Fixed Index Annuities
T846LS361 .veeveven [ e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC2BXINI3NIBK2824319 |. 12/20/2024 |. 12/19/2025 |............ 792 o 4,651,737 |.v.n.. 5870.07 |......... 457,672 | (L () I 204,360 |.ovevverens e 204,360 |....... (186,184 ..vveveeee (L) (L (1) (1] I [V

S&P 500 12/26/2025
Strike @ 5981.86232 |Fixed Index Annuities
7846L8362 ....vvvvvninne [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 12/27/2024 |. 12/26/2025 |.......... 1,979 ...... 11,836,790]..... 5081.862319 |......... 964,319 ..o (O P [ 408,755 | ..oooeieee | 408,755 |....... (432,462)]....cc....... {1 PP [\ A [ PP 0] oo 0/0 ..




STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

G1903

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
S&P 500 12/3/2025
Strike @ 6028.62 Fixed Index Annuities
TBABLS35A ....eeeeeves | Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 12/04/2024 |. 12/03/2025 |.......... 1,927 |...... 11,616,729 |.......... 6028.62 |...... 1,081,717 | [V O [V 320,972 | .eevvii [ 320,972 |....... (398,440)]...vvveeeenen [V [V PO (U [V (. 0/0 weviiaees
S&P 500 12/5/2025
Strike @ 6078.01 Fixed Index Annuities
7846L$355 ... Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVQRAN7OVEIIBJPSK1K14  |. 12/06/2024 |. 12/05/2025 |............ 691 [....... 4,200,087 |.......... 6078.01 .. ...102,694 | ... ....102,694 |....... (137,363)|. 0.

S&P 500 2/13/2!
Strike @ 6057.78 Fixed Index Annuities
T846LS390 ... [ e Exhibit 5 ... |Equity/Index |BNP Paribas ........ KVQRAN7OVEWBUPSK1K14  [. 02/13/2025 |. 02/13/2026 |.......... 2,017 |...... 12,219,936 |.......... 6057.78 ..cceeiieenns 0]...... 1,054,951 |..ooeeeennnes (1) T 423,845 | v e 423,845 |....... (631,106)|......ccnneeee (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 2/13/2026
Strike @ 6114.63 Fixed Index Annuities
T846LS30T .. [ e Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWBUPSK1K14 (. 02/14/2025 |. 02/13/2026 |......... 14,137 |...... 86,441,363 |.......... 6114.63 [.....ccnnneens 0]...... 7,077,819 [cooooiiiiinns 0]...... 2,616,778 [..ccnriee | 2,616,778 |..... (4,461,041)).cccvvninnnnnns (1 [0 R [V 0f cooeenns 0/0 ..o
S&P 500 2/13/2026
Strike @ 6115.07 Fixed Index Annuities
T8A6LE392 ... [ e Exhibit 5 ... |[Equity/Index |BNP Paribas ........ KVQRAN7OVEWBIPSK1K14  [. 02/14/2025 |. 02/13/2026 |............ 304 |....... 1,857,208 .......... [ R T (1) R 152,502 |- (1) P 56,161 | ooveeinns e 56,161 |......... (96,341))..eieennne (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 2/13/2026
Strike @ 6115.07 Fixed Index Annuities
T846LS389 .....ccvvveees [ e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 02/13/2025 |.02/13/2026 |.......... 4,75 |...... 28,891,321 |.......... 6115.07 [..ooeinnnnnns 0]...... 2,382,391 [oveeeiens (1) F 875,633 [..ccvreees | 875,633 |..... (1,508, 758))..cvvvveeennnnns (1 [0 R [V 0f cooeenns 0/0 ..o
S&P 500 2/20/2026
Strike @ 6013.13 Fixed Index Annuities
T846LS395 .....eeveeeees [ e Exhibit 5 ... |Equity/Index |Goldman Sachs ...... W22LROWP2 IHZNBB6KS28 . 02/21/2025 |. 02/20/2026 |.......... 4,183 |...... 25,152,261 .......... 6013.13 [ 0]...... 2,112,788 | (1) T 978,481 [ .o | 978,481 |..... (1,134,307)]. v (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 2/20/2026 . o
Strike @ 6117.52 Fixed Index Annuities Bank of Anerica
T846LS393 ... [ e Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO . 02/20/2025 |. 02/20/2026 |.......... 3,466 |...... 21,203,202 .......... 6117.82 [coeeeiiiinns 0]...... 1,747,131 | [V R 646,077 [.ooeeennns fernnnne 646,077 |..... (1,101,053)).ccvvveveennnns (1 [0 R [V 0f oo 0/0 ..o
S&P 500 2/20/2026 . o
Strike @ 6130.34 Fixed Index Annuities Bank of America
784618394 ... Exhibit 5 ... |Equity/Index |Merr ...
S&P 500 2/25/2026

Strike @ 6025.02 Fixed Index Annuities
T846LS3I7 ..o [ e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 02/26/2025 |.02/25/2026 |.......... 1,508 |....... 9,085,067 |.......... 6025.02 |...uvvvennnnne (1) 691,624 ..o (1) F 351,881 [ .o | 351,881 [....... (339,743))...ccceeenn (1 [0 R [V 0f cooeenns 0/0 ..o
S&P 500 2/26/2026
Strike @ 5956.06 Fixed Index Annuities
T8A6LS3I6 .......eeeeees [ e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWWI3WIBK2824319 |. 02/26/2025 |.02/26/2026 |............ 634 1........ 3,775,785 |.......... 5956.06 |-....ovveeennnne (1) R 320,448 |......oeeeee. [ R 170,316 |.eveeeeeins e 170,316 |....... (150, 132))- e (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 2/27/2026
Strike @ 5861.57 Fixed Index Annuities
T846LS398 ......cevveees [ e Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWBUPSK1K14  [. 02/27/2025 |. 02/27/2026 |.......... 2,202 |...... 12,906,005 |.......... 5861.57 [..oeeeinnnnnnns 0]...... 1,105,528 |....evveennnne [V R 702,011 [ oo [ 702,011 |....... (403,517)[..cvvvvverannns (1 [0 R [V 0f oo 0/0 ..o
S&P 500 2/27/2026
Strike @ 5902.62 Fixed Index Annuities
T8A6LS400 ...oies [ e Exhibit 5 ... |Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 02/28/2025 |.02/27/2026 |............ 782 |........ 4,616,144 |.......... 5902.62 |-...evvveeannnne (1) R 390,251 |- (1) T PR I 232,748 |....... (157,503))-...evveeeenne (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 2/27/2026
Strike @ 5954.5 Fixed Index Annuities
T846LS399 .....evviiiees [ e Exhibit 5 ... [Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 02/28/2025 |.02/27/2026 |.......... 3,559 |...... 21,192,423(........... 5954.5 .. (1) F 979,302 |..vvviiiennne (1) F 963,212 | .vveeeeees e 963,212 |........ (16,089)[.....uvvvvnnnnnn (1 [0 R [V 0f cooeenns 0/0 ..o
S&P 500 2/4/2026
Strike @ 6031.11 Fixed Index Annuities
T8A6LE3BY .ooiis [ e Exhibit 5 ... |Equity/Index |BNP Paribas ........ KVQRAN7OVEWBIPSK1K14  [. 02/05/2025 |. 02/04/2026 |............ 750 |........ 4,522,971 ... 603111 [ooeeeiiiiins (1) T 385,507 [..eeeiiiiannns [ R 161,184 |.eveeeeeis e 161,184 |....... (224,328)...cccoiinnns (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 2/5/2026
Strike @ 6061.48 Fixed Index Annuities
7846L8382 ..............
S&P 500 2/6/2026

Strike @ 6025.99 Fixed Index Annuities
T8A6LE3BA ... [ e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 02/07/2025 |.02/06/2026 |.......... 1,500 |........ 9,039,166 |.......... 6025.99 |.....ooveennne (1) T 747,891 oo (1) T 330,529 |.uvveeeeis e 330,529 |....... (417,062)]....cvveenene (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 2/6/2026
Strike @ 6050.17 Fixed Index Annuities
T846LS385 .....cvvveees [ e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 02/07/2025 |.02/06/2026 |.......... 2,218 |...... 13,419,035 .......... 605017 [c.ooeeiiinnnnns 0]...... 1,071,940 | (1) 463,592 | uveeeeeen e 463,592 |....... (608,348)].....cevvrnnnns (1 (I R (1 0f oo 0/0 ..ocvrnnnns
S&P 500 2/6/2026
Strike @ 6083.57 Fixed Index Annuities
7846L8383 ......ceeees [ e, Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQR4N7OVEWBJPSK1K14 . 02/06/2025 |. 02/06/2026 |.......... 3,148 |...... 19,153,025 .......... 6083.57 |........ceeee 0]...... 1,578,401 |.....ceeeee. [ P 609,333 |..eeeeiiiis e 609,333 |....... (969,068))........c....... {1 PP [\ A [ PP 0] oo 0/0 ..

EYKN6V0ZCBBVDIIULBSO . 02/20/2025 |. 02/20/2026 |....

........ 9,739,639..........6130.34 |.. 774,743 |... ...285,347 |... ....285,347 |....... (489,3%)|.

Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWBJPSK1K14  [. 02/05/2025 |. 02/05/2026 |.......... 1,053 |........ 6,385,284.......... 6061.48 [.....ocenvneenns (V) F 527,552 |.eouiiiiiiannnn (V) FO 213,399 |... 213,399 |....... (314,153)]. v [V FO [V R [V FO 0
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1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
S&P 500 2/9/2026
Strike @ 6025.99 Fixed Index Annuities
TBABLS3B ...oeveeeeeee | Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |.02/10/2025 |. 02/09/2026 |.......... 2,871 |...... 17,298,809 |.......... 6025.99 |.eevenieeeenee 0f..... 1,515,356 [...eeeeeennnnns [V 635,082 | ..ccovnnnns fernnnns 635,032 |....... (880,324)[...cceeeeennnns [V [V PO (U [V (. 0/0 weviiaees
S&P 500 3/11/2026
Strike @ 5627.94 Fixed Index Annuities
7846L$410 ... Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 03/12/2025 |.03/11/2026 |..........2,363 |...... 13,299,385 |.......... 5627.94 |...ovvueennn O fennnns 1,173,185 [ 0 e 1,103,040 [..eeeeenns | 1,103,040 |.........(70, 145)(. 0.
S&P 500 3/11/
Strike @ 5661.13 Fixed Index Annuities
TBABLSATT oo | Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3W|BK2824319 |. 03/12/2025 |.03/11/2026 |............ 207 |....... 1,171,458 (.......... 5661.13 [...eeeeeeennnnn ()] N 9B T4 | (V)] 92,300 | .oeevvnnnnn fernnaens 92,300 |.......... (5,874)).eeeeeeennnnnn [V [V PO (U [V (. 0/0 weviiaees
S&P 500 3/12/2026
Strike @ 5599.3 Fixed Index Annuities
TBABLSA09 .....eevvnees | Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 03/12/2025 [. 03/12/2026 |.............. 86 |.......... 481,876 ]........... 55993 [..coiiiiiinns Oferens LXTK 7 R Oferenes 41,810 [eeveneeeens [ 41,810 |.......... (1,922))c0vniiiiinnnnns [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 3/12/2026
Strike @ 5599.3 Fixed Index Annuities
TBABLSA0B ....oveeeeeee | Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 03/12/2025 |. 03/12/2026 |.......... 2,089 |...... 11,698,170 |........... 5599.3 [..oeeiiiines 0f..... 1,061,044 |....ccoveeeeeeee 0f..... 1,014,993 [.oeveeeens fonnns 1,014,998 [......... (46,051)[....ccennnnnnnns [V [V PO (U [V (. 0/0 weviiaees
S&P 500 3/13/2026
Strike @ 5521.52 Fixed Index Annuities Bank of America
TBABLSAT3 ..ooiiiiiiies | Exhibit 5 ... |Equity/Index [Merr ................. EYKN6VOZCBBVDIIULBBO |. 03/13/2025 |. 03/13/2026 |............ 302 |........ 1,667,4441.......... 5521.52 [..ooviiiinnnnns (U R 154,406 |.......ovvnnnnne (U R 162,423 | .evvvees [ 162,423 |........... 8,016 [...ccvvvnnnnnnns [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 3/13/2026
Strike @ 5521.52 Fixed Index Annuities
TBABLSANT oeeeeeeeeee | Exhibit 5 ... |Equity/Index BNP Paribas ........ KVORAN7OVENBJPSK1K14  |. 03/14/2025 |. 03/13/2026 |.............. KL 196,124 |.......... 5521.52 [.ceieeiiiies ()] N 20,220 |eeveeeeaeens (V)] N 19,048 [.eveveiins Joeeennnnns 19,048 |.......... (1,1472)] e [V [V PO (U [V (. 0/0 weviiaees
S&P 500 3/13/2026
Strike @ 5521.52 Fixed Index Annuities Bank of America
TBABLSAT2 .ooviiiiiies | Exhibit 5 ... |Equity/Index Merr ................. EYKN6VOZCBBVDIIULBBO |. 03/13/2025 |. 03/13/2026 |.......... 2,371 |...... 13,089,536 .......... 5521.52 [..ooviiiinnnnns 0f..... 1,212,001 [ 0f..... 1,275,029 [.evveneens [ 1,275,029 |.......... 62,938 |...ovnnniininns [ [V R [ Of cevvennnns 0/0 wivieins
S&P 500 3/13/2026
Strike @ 5594.45 Fixed Index Annuities
7846L$416 ... Exhibit 5 ... |Equity/Index |BNP Paribas ... KVQRAN7OVEIBJPSK1K14  |. 03/14/2025 |. 03/13/2026 |............ 587 |........ 3,283,271 |ceeeenn 5594.45 |.. 305,254 |... ...286,822 ... ....286,822 |...
S&P 500 3/13/2026
Strike @ 5638.94 Fixed Index Annuities Bank of America
TBABLSATA .ooiiiiiiies | Exhibit 5 ... |Equity/Index [Merr ................. EYKN6VOZCBBVDIIULB8O |. 03/14/2025 |. 03/13/2026 |........ 16,978 |...... 95,737,923 |.......... 5638.94 |....ovuuninnnn 0f..... 8,616,439 [.....oevvvnnnnns 0f..... 7,849,944 | ... | 7,849,944 ....... (766,496)........ccuvnnnn [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 3/13/2026
Strike @ 5638.94 Fixed Index Annuities Bank of America
TBABLSATS .oeeiiiiiees | Exhibit 5 ... |Equity/Index Merr ................. EYKN6VOZCBBVDIIULBBO |. 03/14/2025 |. 03/13/2026 |............ 611 |........ 3,447,930 |.......... 5638.94 |...oeunnanne [V 310,319 [ooeeieeeieennnn [ R 282,711 [ o 282,711 |......... (27,609)[....ccvnvnnnnnnn [V [V PO (U [V (. 0/0 weviiaees
S&P 500 3/18/2026
Strike @ 5614.66 Fixed Index Annuities
TBABLSATB ..oeviiiiies | Exhibit 5 ... |Equity/Index [Nomura ............... 0Z3VO5H2G7GRS05BHJ91  |. 03/18/2025 |. 03/18/2026 |.......... 1,016 |........ 5,706,853 (.......... 5614.66 [.....ocevvnnnnnn (U R 508,194 [...oiiiiinnnnnn (U R 489,440 | .ooeeeins [ 489,440 |......... (18,754)....ccvvnnnnnnns [ [V R [ Of cevvennnns 0/0 wivieins
S&P 500 3/18/2026
Strike @ 5614.66 Fixed Index Annuities
TBABLSA1I .oeeeieiiees | Exhibit 5 ... |Equity/Index [Nomura ............... 0Z3V05H2G7GRS05BHJ91  |. 03/18/2025 |. 03/18/2026 |.............. -7 . 460,178 |.......... 5614.66 |......cccvnnnnnn ()] N 40,978 ..o (V)] N 39,466 |...cevvnnns founnns 39,466 |.......... (1,511 [V [V PO (U [V (. 0/0 weviiaees
S&P 500 3/18/2026
Strike @ 5634.42 Fixed Index Annuities
TBABLSA23 .....ooevvies | Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVQRAN7OVENBJPSK1K14  |. 03/19/2025 |. 03/18/2026 |.......... 1,051 ........ 5,922,902].......... 5634.42 [.....covvnnnnnnn (U R 571,064 [oeeiiiiiinnnnn (U R 490,585 | .oeevennnnn [ 490,585 |......... (80,469)[......ccvvnnnnnn [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 3/18/2026
Strike @ 5639.17 Fixed Index Annuities
TBABLSA24 .....coeeves | Exhibit 5 ... |Equity/Index BNP Paribas ........ KVQRAN7OVEINBJPSK1K14  |. 03/19/2025 |. 03/18/2026 |.............. KL . 200,472{.......... 5639.17 |eeveeeeeeenes ()] N 19,200 [-oevevennnnnnnns (V)] 16,485 [..oeeiiins foeeenennns 16,485 |.......... [PRA L) [V [V PO (U [V (. 0/0 weviiaees
S&P 500 3/19/2026
Strike @ 5675.29 Fixed Index Annuities JP Morgan & Company
7846L8421 .............. Exhibit 5 ... |Equity/Index . 815DZWZKVSZIINUHU748  |. 03/19/2025 |. 03/19/2026 |.......... 2,580 [...... 14,474,657 |.......... 5675.29 |..vvvennne 0f..... 1,266,232 [cevnniiiinnnnns 0f.....1,134,931 | ..covvnnn [nnn 1,134,031 . (131,301)f.eneeeiiennnn [ [V PR [ 0
S&P 500 3/19/2026
Strike @ 5675.29 Fixed Index Annuities JP Morgan & Company
TBABLSA22 ....cceeeves | Exhibit 5 ... |Equity/Index [....ccooovriiirnnnniis 815DZWZKVSZI INUHU748  |. 03/19/2025 |. 03/19/2026 |............ 192 |....... 1,087,102|.......... 5675.29 |.eevvnnaeeeees ()] N 95,233 [..eeeiiiies (V)] N 85,238 | ..eevvnnnns fernns 85,238 |.......... (9,996)...eeeeenennnn [V [V PO (U [V (. 0/0 weviiaees
S&P 500 3/20/2026
Strike @ 5661.37 Fixed Index Annuities
TBABLSA26 .......evvves | eeeeeeeiiie e Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVQRAN7OVENBJPSK1K14  |. 03/21/2025 |. 03/20/2026 |.............. () . 369,065 .......... 5661.37 [cveiiiiinnnnnn Ofeennes 31,368 [c.oiiiiiiinnnnn Ofeinnns 29,470 | oeeeeiiin [ 29,470 |.......... [RIR:70) R [ R [V PR [ R Of cevvennnns 0/0 wivieins
S&P 500 3/20/2026
Strike @ 5666.29 Fixed Index Annuities

T846L8425 oo [ Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWSJPSK1K14 | 03/21/2025 |. 03/20/2026 |............ 8051........ 4,569,097].......... 5666.29 |................ 0]nnnes 384,639 )................ 0fnnnes 361,282 .. o 361,282 ......... (23,357)). e O, 0f i, O, 0f oo 0/0 toonnee
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1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
S&P 500 3/20/2026
Strike @ 5667.56 Fixed Index Annuities
TBABLSA2T ..oeeeeeeeee | Exhibit 5 ... |Equity/Index BNP Paribas ........ KVQRAN7OVENBJPSK1K14  |. 03/21/2025 |. 03/20/2026 |.......... 2,421 |...... 13,720,483 |.......... 5667.56 |...eeeeeeennnnn 0f..... 1,186,271 |eeeeeeeeee 0f..... 1,085,125 [...covveens |oennee 1,085,125 |....... (101, 146)]...eevveennnnees [V [V PO (U [V (. 0/0 weviiaees
S&P 500 3/20/2026
Strike @ 5667.56 Fixed Index Annuities
784619428 ... Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVQRAN7OVENBJPSK1K14  |. 03/21/2025 |. 03/20/2026 |.... .70 f.......... 399,053 .......... 5667.56 [...evvvirnnnnn 0 |eveninnnns 34,519 ....31,560 | ... ... (2,959)]. 0.
S&P 500 3/25/2
Strike @ 5744.49 Fixed Index Annuities
TBABLSA33 ....ooeevnies | Exhibit 5 ... |Equity/Index BNP Paribas ........ KVQRAN7OVENBJPSK1K14  |. 03/26/2025 |. 03/25/2026 |.......... 1,128 |........ 6,451,005(.......... 5744 49 |.......oeeee. [V 525,952 [...ceevrinnnnns [V 454,891 | .oovvvii [ 454,891 |........ (71,062)[-...cevvvnnnnnes [V [V PO (U [V (. 0/0 weviiaees
S&P 500 3/25/2026
Strike @ 5776.65 Fixed Index Annuities
TBABLSA29 .....ocevvies | Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVQRAN7OVEIBJPSK1K14  |. 03/25/2025 |. 03/25/2026 |.......... 1,013]........ 5,850,822|.......... 5776.65 [c.vvniiiinnnnnn (U R 493,107 [cevnnreiiinnnnns (U R 391,147 [ [ 391,147 |....... (101,960)]....cevvvnnnnnns [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 3/25/2026
Strike @ 5776.65 Fixed Index Annuities
TBABLSA30 ..eeeveinees | Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVQRAN7OVENBJPSK1K14  |. 03/25/2025 |. 03/25/2026 |.............. (S5 . 373,576 |.......... 5776.65 [c.eeeeeeeeennnn ()] N 31,492 | (V)] L TE IR 24,975 |.......... [CI-11)) A [V [V PO (U [V (. 0/0 weviiaees
S&P 500 3/26/2026
Strike @ 5712.2 Fixed Index Annuities JP Morgan & Company
TBABLSA3T ..ooiiiiiiiees | Exhibit 5 ... |Equity/Index [....cccoovrrirnnnniiss 815DZWZKVSZIINUHU748  |. 03/26/2025 |. 03/26/2026 |.......... 2,066 |...... 11,803,519 ........... S712.2 | 0f..... 1,015,083 [...ccvvvnnnnnnns (U R 884,461 [....oeeens [oennnnn 884,461 |....... (130,623)[..ueeeveennnns [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 3/26/2026
Strike @ 5712.2 Fixed Index Annuities JP Morgan & Company
TBABLSA32 ...ceeeeees | Exhibit 5 ... |Equity/Index |....ccooovriiiinnnnnis 815DZWZKVSZI INUHU748  |. 03/26/2025 |. 03/26/2026 |.............. 86 |.......... 491,820|........... [YAV I ()] N 2,419 | (V)] N 36,853 |..oevvnenns [ 36,853 |.......en (5,566)]...eeeeeennnnn [V [V PO (U [V (. 0/0 weviiaees
S&P 500 3/27/2026
Strike @ 5580.94 Fixed Index Annuities
TBABLSA36 .....eevvnnees | Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 03/28/2025 |.03/27/2026 |............ 303 |........ 1,689,462].......... 5580.94 |....ovunniinne (U R 148,218 [...ovvvvnnnnnnnn (U R 154,617 [ o 154,617 |........... 6,399 [ [ [V R [ Of cevvennnns 0/0 wivieins
S&P 500 3/27/2026
Strike @ 5580.94 Fixed Index Annuities
7846L.$437 ... Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3W/IBK2824319 |. 03/28/2025 |.03/27/2026 |.... ... 164,582).......... 5580.94 |.. ....15,062 |... ..587 | 0.
S&P 500 3/27/2026
Strike @ 5693.31 Fixed Index Annuities
TBABLSA3A .....oevviies | Exhibit 5 ... |Equity/Index [Nomura ............... 0Z3VO5H2G7GRS05BHJ91  |. 03/27/2025 |. 03/27/2026 |.......... 1,009 ........ 5,745,005 |.......... 5693.31 |..evvvninnns (U R 484,363 |....vvnnnnne (U R 444,951 | oo [ 444,951 |......... (39,412))ceeeiiiinnnnns [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 3/27/2026
Strike @ 5693.31 Fixed Index Annuities
TBABLSA3S ....oeeeevees | Exhibit 5 ... |Equity/Index |Nomura ............... 0Z3V05H2G7GRS05BHJ91  |. 03/27/2025 |. 03/27/2026 |.............. 68 |.......... 388,967 |.......... 5693.31 |.eevenneeeeeee ()] N 32,791 |eeeeeeeeee (V)] 30,126 [.eveeneeees o 30,126 |.......... (2,666)[..ccennnnnnnnns [V [V PO (U [V (. 0/0 weviiaees
S&P 500 3/27/2026
Strike @ 5696.11 Fixed Index Annuities
TBABLSA3 .....oeivvies | Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVQRANTOVEIIBJPSK1K14  |. 03/28/2025 |. 03/27/2026 |.............. 30 [cevennnnns 171,681 ).t 5696. 11 [...oiiiiinnnnnn Oferens 12,584 [oeeiiiiiinnnns Oferenes 13,164 [t | 13,164 [ 21 1 R [ [V R [ Of cevvennnns 0/0 wivieins
S&P 500 3/27/2026
Strike @ 5707.16 Fixed Index Annuities
TBABLSA3B ....eeeveeeee | Exhibit 5 ... |Equity/Index BNP Paribas ........ KVQR4N7OVEIBJPSK1K14  |. 03/28/2025 |. 03/27/2026 |............ KYET 2,139,500 |.......... 570716 [c.eneeeeeennnnnn [V 154,028 |oeeeeeeeennnnns [V 161,220 [.eeeneeeees oo 161,220 |........... TAT [ [V [V PO (U [V (. 0/0 weviiaees
S&P 500 3/4/2026
Strike @ 5778.15 Fixed Index Annuities
TBABLSA02 ....ccvvvnees | e Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVQRAN7OVEIBJPSK1K14  |. 03/04/2025 |. 03/04/2026 |.......... 2,797 |...... 16,164,317 |.......... ST78.15 [ceeeiiiiiinnnnn 0f..... 1,409,207 [..oevvvnnnnnnnns 0f..... 1,082,761 [.eeeeeenns | 1,032,761 |....... (376,446)|........ccuvnnns [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 3/4/2026
Strike @ 5852.73 Fixed Index Annuities Bank of America
TBABLSA0A ....oeeeeiees | Exhibit 5 ... |Equity/Index Merr ................. EYKN6VOZCBBVDIIULBBO |. 03/05/2025 |. 03/04/2026 |.......... 1,395 |....... 8,163,856 |.......... 5852.73 |.eeveneeeeees [V 702,713 [oeeeeeeeenennnn [V 456,542 | ..ooovnnn [ 456,542 |....... (P2 IRTAD R [V [V PO (U [V (. 0/0 weviiaees
S&P 500 3/5/2026
Strike @ 5842.63 Fixed Index Annuities Bank of America
7846L$403 .............. Exhibit 5 ... |Equity/Index Merr ................. EYKN6VOZCBBVDIIULB8O  |. 03/05/2025 |. 03/05/2026 |.......... 2,856 |...... 16,688,246 |.......... 5842.63 |...ovvnnnnne 0f..... 1,451,874 |...ccovvnnnnnnns (U R 953,846 |... 953,846 |....... (498,028)[.......ccvvnnnns [ [V PR [ 0
S&P 500 3/6/2026
Strike @ 5738.52 Fixed Index Annuities
TBABLSA0S ...oeeeveeees | Exhibit 5 ... |Equity/Index BNP Paribas ........ KVQRAN7OVEINBJPSK1K14  |. 03/06/2025 |. 03/06/2026 |.......... 1,994 |...... 11,440,027 |.......... 5738.52 |eeeeneeeeeen 0f..... 1,038,298 |...ccvvvnnnnnnns [V 786,796 [ ..ooevvvnnn |eennnnnn 786,796 |....... (251,501)[...eeeeeeeennns [V [V PO (U [V (. 0/0 weviiaees
S&P 500 3/6/2026
Strike @ 5770.2 Fixed Index Annuities Bank of America
TBABLSA0E .....ovvnvvees | Exhibit 5 ... |Equity/Index Merr ................. EYKN6VOZCBBVDIIULB8O |. 03/07/2025 |. 03/06/2026 |.......... 2,681(...... 15,467, 714(........... 5770.2 |oevveeneiienns 0f..... 1,375,078 [.ooevieiinns 0f..... 1,012,035 [..eeeeeens e 1,012,035 |....... (363,043)....00unnnne [ R [V PR [ R Of cevvennnns 0/0 wivieins
S&P 500 3/6/2026
Strike @ 5803.84 Fixed Index Annuities Bank of America

T846L8407 woveeeeees [ Exhibit 5 ... [Equity/Index [Merr ................. EYKN6V0ZCBBVDIIULBBO |. 03/07/2025 |. 03/06/2026 |............. 52........ 3,031,346 .......... 5803.84).......eeee... 0]nnnes 257,468 | 0fennes 186,940 [...oooonns foneenn.. 186,940 |......... (70,527)]...cceeennnnee. O, 0f i, O, 0f oo 0/0 toonnee
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1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
S&P 500 4/10/2025
Strike @ 5205.43 Fixed Index Annuities
TBABLS274 ..oeeeeeeee | e Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 04/10/2024 |. 04/10/2025 |.......... 4,167 |...... 21,691,756 |.......... 5205.43 |...... 1,623,021 [.oeeeeennannnns [V O 0f..... 1,741,424 | oo | 1,741,424 |..... (1,461,484).....ccneneeneet [V [V PO (U [V (. 0/0 weviiaees
S&P 500 4/11/2025
Strike @ 5179.89 Fixed Index Annuities Bank of America
7846L$275 ... Exhibit 5 ... |Equity/Index [Merr ... EYKN6VOZCBBVDIIULBBO  |. 04/12/2024 |. 04/11/2025 |..........2,002 |...... 10,368,430 .......... 5179.89 |.........874,730 ...893,557 | ... ....893,557 |....... (694,847 0.
S&P 500 4/14/2
Strike @ 5123.41 Fixed Index Annuities
TBABLS276 ..oevveeeeeee | e Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 04/12/2024 |. 04/14/2025 |........ 17,730 |...... 90,838,674 (.......... 5123.41...... 7,420,092 |oveeeeeeeennn [V O 0f..... 8,903,405 | ...cevvunns fennnnn 8,903,405 |..... (6,153,992))-..ueeeeeennnns [V [V PO (U [V (. 0/0 weviiaees
S&P 500 4/17/2025
Strike @ 5023.06 Fixed Index Annuities
TBABLS278 ...oevveveees | e Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVQRAN7OVENBJPSK1K14 | 04/19/2024 |. 04/17/2025 |.......... 3,022 |...... 15,178,331 ].......... 5023.06 |...... 1,167,397 oo [V PR 0f..... 1,829,674 [..cceeennns | 1,829,674 |..... (1,029,082)).0vuueeinnnnns [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 4/17/2025
Strike @ 5062.59 Fixed Index Annuities
TBABLS2TT .evveeeeeeee | e Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 04/17/2024 |. 04/17/2025 |.......... 3,621 |...... 18,329,816 |.......... 5062.59 |...... 1,602, 117 |oeeeeneees [V O 0f..... 2,053,249 [...coevvvnn |oennee 2,053,249 |..... (1,239,084))...eeeeeeeennns [V [V PO (U [V (. 0/0 weviiaees
S&P 500 4/2/2025
Strike @ 5242.91 Fixed Index Annuities
TBABLS272 ..oovvvvviees | oo Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 04/02/2024 |. 04/02/2025 |.......... 3,754 |...... 19,683,719|.......... 5242.91(...... 1,497 125 [ [V PR 0f..... 1,301,334 [ [ 1,391,334 |..... (1,327,601)[...cccvvnnnnnnns [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 4/24/2025
Strike @ 5019.84 Fixed Index Annuities
TBABLS279 ..eeeeeeeeee | Exhibit 5 ... |Equity/Index |Goldman Sachs ...... W22LROWP2|HZNBBBKS528  |. 04/24/2024 |. 04/24/2025 |.......... 4,29 |...... 21,558,205 |.......... 5019.84 |...... 2,039,935 |.ccerniies [V O 0f..... 2,638,694 |.......enn fennnnn 2,638,694 |..... (1,454,586)].......ccennnnnn [V [V PO (U [V (. 0/0 weviiaees
S&P 500 4/25/2025
Strike @ 5055.89 Fixed Index Annuities Bank of America
TBABLS280 ...oevvnneeees | e Exhibit 5 ... |Equity/Index Merr ................. EYKN6VOZCBBVDIIULBBO |. 04/26/2024 |. 04/25/2025 |.......... 2,342 1...... 11,842,816 |.......... 5055.89 |...... 1,116,554 [....ccovnnnnnnns [V PR 0f..... 1,364,852 [.evveneens [ 1,364,852 |....... (796,804)[.......ccvvnnnns [ [V R [ Of cevvennnns 0/0 wivieins
S&P 500 4/4/2025
Strike @ 5196 Fixed Index Annuities
7846L$273 ... Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 04/05/2024 |. 04/04/2025 |..........4,617 |...... 23,991,075 ...5196 |...... 2,183,479 |oeeeeeeeeee O e 0 e 1,946,049 [..ooennenn fonnnes 1,946,049 [..... (1,614,836)[. 0.
S&P 500 5/1/2025
Strike @ 5057.48 Fixed Index Annuities
TBABLS283 .....cevvnees | Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 05/01/2024 [. 05/01/2025 |.......... 5,463 |...... 27,629,013 (.......... 5057.48 |...... 2,178,485 |..uuvneiiennnn [V PR 0f..... 3,203,758 | .oevvrnnnnn feunnnn 3,203,758 |..... (1,854,542))..ccuiiinnnnns [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 5/14/2025
Strike @ 5246.68 Fixed Index Annuities
TBABLS28T ..ceveeeeeee | e Exhibit 5 ... |Equity/Index BNP Paribas ........ KVQRAN7OVENBJPSK1K14  |. 05/14/2024 |. 05/14/2025 |.......... 5,706 |...... 29,936,087 |.......... 5246.68 |...... 2,496,370 |..eeneeeennn [V O 0f..... 2,472,859 | ..oovvnnnn fennnnn 2,472,859 |..... (1,905,977)[ccevevenee [V [V PO (U [V (. 0/0 weviiaees
S&P 500 5/15/2025
Strike @ 5239.6 Fixed Index Annuities
TBABLS28B ......eenveien | Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 05/15/2024 |. 05/15/2025 |.......... 3,014 |...... 15,793,464 |........... 5239.6 |...... 1,436,682 [......ccvvnnnnns [V PR 0f..... 1,327,308 [.eeeeeens | 1,327,308 |..... (1,002,971).ccvvvnnnnnnns [ [V R [ Of cevvennnns 0/0 wivieins
S&P 500 5/16/2025
Strike @ 5280.55 Fixed Index Annuities
TBABLS28Y ...ceeeveees | Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |.05/17/2024 |.05/16/2025 |.......... 1,267 |........ 6,690,985(.......... 5280.55 |......... 562,846 |.......cceennnn [V O [V 516,436 [..evnneees forreennnn 516,436 |....... (419,322).ccvveenee [V [V PO (U [V (. 0/0 weviiaees
S&P 500 5/16/2025
Strike @ 5313.19 Fixed Index Annuities
T846LS290 ....cevvvnees | Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 05/22/2024 |.05/16/2025 |.......... 3,109 |...... 16,517,326 |.......... 5313.19|...... 1,371,614 ..ot [V PR 0f..... 1,182,369 [..eeeeenns | 1,182,369 |..... (1,024,001)f...cccvvnnnnnnns [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 5/2/2025
Strike @ 5034.08 Fixed Index Annuities
TBABLS28A ...eeeeeees | Exhibit 5 ... |Equity/Index [Goldman Sachs ...... W22LROWP2|HZNBBBKS528  |. 05/03/2024 |. 05/02/2025 |.......... 1,510 |....... 7,602,065(.......... 5034.08 |......... 747,509 |.eeeeeeeeennn [V O [V 924,568 | ..oovvvnnns fernns 924,568 |....... (509,419)..cvvveeeenee [V [V PO (U [V (. 0/0 weviiaees
S&P 500 5/23/2025
Strike @ 5292.36 Fixed Index Annuities
7846L$291 .........eeens Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVQRAN7OVENBJPSK1K14  |. 05/24/2024 |. 05/23/2025 |.......... 1,568 |........ 8,296,568 |.......... 5292.36 |........ 700,661 |.oevvvennnns [V PR (U R 640,570 | ... 640,570 |....... (513,681)[.....ccevennnnns [ [V PR [ 0
S&P 500 5/29/2025
Strike @ 5304.87 Fixed Index Annuities
TBABLS292 ...eeeeeees | Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 05/29/2024 |. 05/29/2025 |.......... 2,287 |eennn 11,866,305 |.......... 5304.87 |......... 951,430 |..eeeneeeennnn [V O [V 905,325 | .oevvvnenns fernns 905,325 |....... (725,158)[...eeeeeeeennnn [V [V PO (U [V (. 0/0 weviiaees
S&P 500 5/30/2025
Strike @ 5264.98 Fixed Index Annuities Bank of America
TBABLS293 .....ccevviis | Exhibit 5 ... |Equity/Index Merr ................. EYKN6VOZCBBVDIIULBBO |. 05/31/2024 |. 05/30/2025 |.......... 1,504 |........ 8,391,325 |.......... 5264.98 |......... 650,753 |.uuueniiiiinnn [V PO Of....... 701,606 [..oevvennnn |ovnnnnns 701,606 |....... (520,503)]...cvvunninns [ R [V PR [ R Of cevvennnns 0/0 wivieins
S&P 500 5/8/2025
Strike @ 5164.69 Fixed Index Annuities
T8ABLS285 ....iiiiiiiaes | Exhibit 5 ... |Equity/Index [Wells Fargo ........ KB1H1DSPREMYMCUFXTO9 |. 05/08/2024 |. 05/08/2025 |.......... 4,343 ]...... 22,430,455(.......... 5164.69 |...... 1,963,836 [....ccvvvnnnnnns [ T 0f..... 2,171,805 [ .oeiiees s 2,171,805 ... (1,461,072)f-..ceevvennnnnes [ [ I [ O covvnnnnns 0/0 tevviianes
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1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
S&P 500 5/9/2025
Strike @ 5188.34 Fixed Index Annuities
TBABLS28E ...oevvneeeee | Exhibit 5 ... |Equity/Index |Goldman Sachs ...... W22LROWP2|HZNBBBKS528  |. 05/10/2024 |. 05/09/2025 |.......... 1,165 ........ 6,042,652|.......... 5188.34 |......... 529,490 |.ceevvnienes [V O [V 557,842 | .oovvvnn [ 557,842 |....... (391,416)[.....ccevrnnnnnn [V [V PO (U [V (. 0/0 weviiaees
S&P 500 6/12/2025
Strike @ 5368.97 Fixed Index Annuities
7846L.$296 .... Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 06/12/2024 |. 06/12/2025 |..........1,987 |...... 10,669,056 |.......... 5368.97 |.........792,425 ... 742,039 | ... .. 742,039 ... (628,814)|. 0.
S&P 500 6/13/2
Strike @ 5426.93 Fixed Index Annuities
TBABLS298 ....cevveeeee | Exhibit 5 ... |Equity/Index BNP Paribas ........ KVORAN7OVENBJPSK1K14  |. 06/14/2024 |. 06/13/2025 |.......... 1,636 |....... 8,878,783 ].......... 5426.93 |......... 731,613 [t [V O [V 543,292 [.euenieeens oo 543,292 |....... (505,647)....cceeeennnnnn [V [V PO (U [V (. 0/0 weviiaees
S&P 500 6/13/2025
Strike @ 5431.6 Fixed Index Annuities
TBABLS297 ...oevvvviees | e Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 06/14/2024 |.06/13/2025 |.......... 5,120 |...... 27,810,444 1........... 5431.6 |...... 2,302,651 |ouuuniiiiinnnn [V PR 0f..... 1,682,429 [.cvvenneens [ 1,682,429 [..... (1,580,660)]....c0uuneeenne [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 6/20/2025
Strike @ 5469.18 Fixed Index Annuities Bank of America
TBABLS300 ..evvveeeeee | ereeeeini s Exhibit 5 ... |Equity/Index [Merr ................. EYKN6VOZCBBVDIIULBBO |. 06/21/2024 |. 06/20/2025 |............. 929 |........ 5,082,892|.......... 5469.18 |......... 420,744 .o [V O [ R 287,196 [.evvnneenes e 287,196 |....... (282,675)[...eeeeeeennnns [V [V PO (U [V (. 0/0 weviiaees
S&P 500 6/20/2025
Strike @ 5476.44 Fixed Index Annuities Bank of America
TBABLS299 .....eevvvis | Exhibit 5 ... |Equity/Index [Merr ................. EYKN6VOZCBBVDIIULBBO |. 06/20/2024 |. 06/20/2025 |.......... 2,420 |...... 13,253,368 |.......... 5476.44 |...... 1,104,883 |..covvvnnnnnnnns [V PR (U R 735,210 [cevenneeens o 735,210 |....... (734,128)[..eeieeiannnn [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 6/25/2025
Strike @ 5457.15 Fixed Index Annuities
TBABLS30T eeeeeeeeee | Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |.06/26/2024 |. 06/25/2025 |.......... 2,744 |...... 14,972,892|.......... 5457.15 |...... 1,289,411 [t [V O [V 889,465 [...ouvvees foereenne 889,465 |....... (830,782)[...eeeeeeeennns [V [V PO (U [V (. 0/0 weviiaees
S&P 500 6/5/2025
Strike @ 5286.24 Fixed Index Annuities
TBABLS294 .....oovvvies | e Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVQRAN7OVENBJPSK1K14  |. 06/05/2024 |. 06/05/2025 |.......... 2,451 |...... 12,963,931 |..ceennnns 5286.24 |...... 1,191,580 |.ocvvnnnnnnns [V PR 0f..... 1,056,665 [........... |- 1,056,665 |....... (792,190)f...eevvviennnns [ [V R [ Of cevvennnns 0/0 wivieins
S&P 500 6/6/2025
Strike @ 5348.49 Fixed Index Annuities
7846L$295 ... Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 06/07/2024 |. 06/06/2025 |..........1,409[........ 7,535,060 .......... 5348.49 |.........629,743 ...537,729 ... 587,729 ... (449,714)|. 0.
S&P 500 7/10/2025
Strike @ 5568.1 Fixed Index Annuities
TBABLS305 ...oevvvviees | e Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |.07/10/2024 (. 07/10/2025 |.......... 3,635 |...... 20,238,150 ........... 5568.1|...... 1,797,412 [t [V PR (U R 966,033 [.evvuneenns [ 966,033 |..... (1,041,717 [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 7/11/2025
Strike @ 5605.46 Fixed Index Annuities Bank of America
TBABLS306 ..eevveeeeeee | e Exhibit 5 ... |Equity/Index Merr ................. EYKN6VOZCBBVDIIULBBO |. 07/12/2024 |.07/11/2025 |.......... 1,007 |........ 5,645,707 |.......... 5605.46 |......... 490,497 |eeeeeeeeeenn [V O [V 245,939 [.oeeneeins o 245,939 |....... (282,972)]. v [V [V PO (U [V (. 0/0 weviiaees
S&P 500 7/14/2025
Strike @ 5615.35 Fixed Index Annuities
TBABLS307 ..evvvveveees | Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |.07/12/2024 |.07/14/2025 |.......... 5,014 |...... 28,152,670 |.......... 5615.35 |...... 2,303,590 |..ccvvnnninnns [V PR 0f..... 1,201,638 [..eeeeenns o 1,201,638 |..... (1,401,969)[......ccvvnnnnns [ [V R [ Of cevvennnns 0/0 wivieins
S&P 500 7/17/2025
Strike @ 5633.24 Fixed Index Annuities Bank of America
TBABLS308 ..oevveeeeee | Exhibit 5 ... |Equity/Index Merr ................. EYKN6VOZCBBVDIIULBBO |. 07/17/2024 |.07/17/2025 |.......... 2,406 |...... 13,550,759 |.......... 5633.24 |...... 1,079,588 |.cevvveeens [V O [V R 560,684 [.....coeeee forreennn 560,684 |....... (662,824).....cccennnnnnn [V [V PO (U [V (. 0/0 weviiaees
S&P 500 7/18/2025
Strike @ 5574.71 Fixed Index Annuities Bank of America
TBABLS309 ....cevvvnees | Exhibit 5 ... |Equity/Index [Merr ................. EYKN6VOZCBBVDIIULBBO |. 07/19/2024 |. 07/18/2025 |.......... 1,416 (........ 7,889,583 |.......... 5574.71........ 601,477 [.ooeevennnnnnnns [V PR (U R 386,702 [.evvuneenns [ 386,702 |....... (401,681)[....ccvvnnnnnnns [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 7/24/2025
Strike @ 5558.76 Fixed Index Annuities
TBABLS310 evvveeeeee | Exhibit 5 ... |Equity/Index BNP Paribas ........ KVORAN7OVENBJPSK1K14  |. 07/24/2024 |. 07/24/2025 |.......... 1,734 |........ 9,641,558 |.......... 5558.76 |......... 704,737 [eeeeeeeiinnns [V O [V . 507,116 | .eeeevnns Joeeennns 507,116 |....... (493,235)[....ccvvnnnnnnns [V [V PO (U [V (. 0/0 weviiaees
S&P 500 7/25/2025
Strike @ 5428.28 Fixed Index Annuities
7846L$311 ...oeennnnnes Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 07/26/2024 |. 07/25/2025 |.......... 1,752 |........ 9,510,075 (.......... 5428.28 |......... 852,365 |..vuuniiiinnnnn [V PR (U R 674,937 | ... 674,937 |....... (523,393)[....ccvvnnnnnnns [ [V PR [ 0
S&P 500 7/3/2025
Strike @ 5476.65 Fixed Index Annuities
TBABLS304 ...oeeeeeeees | Exhibit 5 ... |Equity/Index BNP Paribas ........ KVQRAN7OVEINBJPSK1K14  |. 07/03/2024 |. 07/03/2025 |.......... 3,101 ...... 16,984,899 .......... 5476.65 |...... 1,524,335 |.eeeeeeeeeenn [V O 0f..... 1,000,838 | ...covvunns fennnnn 1,000,838 |....... (924,928)]..cvvveeeaeenee [V [V PO (U [V (. 0/0 weviiaees
S&P 500 7/31/2025
Strike @ 5459.28 Fixed Index Annuities Bank of America
TBABLS312 ..ovvvviiiees | Exhibit 5 ... |Equity/Index Merr ................. EYKN6VOZCBBVDIIULBBO |. 07/31/2024 |. 07/31/2025 |.......... 2,422 |...... 13,222,704 |.......... 5459.28 |...... 1,276,426 |....ccovvnennnns [V PO (U R 894,485 | .ooovvinns [ 894,485 |....... [WAVIVEV) R [ R [V PR [ R Of cevvennnns 0/0 wivieins
S&P 500 8/1/2025
Strike @ 5470.1 Fixed Index Annuities

T846L8314 .o [ Exhibit 5 ... [Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 08/02/2024 |.08/01/2025 |............ 6541........ 3,579,882]........... 5470.11......... 256,377 |.ooeeee 0f i 0] 238,113 | e | 238,113 )....... (192,043)]....0ceeeennnee O, 0f i, O, 0f oo 0/0 toonnee




STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

0c¢'903

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
S&P 500 8/14/2025
Strike @ 5318.49 Fixed Index Annuities
TBABLS316 ..eevveeeeee | Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 08/14/2024 |. 08/14/2025 |.......... 3,329 |...... 17,705,306 |.......... 5318.49|...... 1,872,378 [t [V O 0f..... 1,632,380 [..oeeeennn foenee 1,632,380 |..... (1,014,161))cceeeeeee [V [V PO (U [V (. 0/0 weviiaees
S&P 500 8/14/2025
Strike @ 5455.21 Fixed Index Annuities
7846L$317 ... Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 08/14/2024 |. 08/14/2025 |..........5,985 |...... 32,486,212 |........... 5455.21...... 2,703,826 [....evvvvennnn 0 |ovvvennieenn 0 s 2,312,226 | .eeevrnnnn fennnnn 2,312,226 |..... (1,740,286)|. 0.
S&P 500 8/15/2
Strike @ 5477.57 Fixed Index Annuities
TBABLS31B .eeeeeeeeee | Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |.08/16/2024 |. 08/15/2025 |.......... 2,257 |....nn 12,364,519 |.......... 5477.57 |...... 1,155,106 |.ceevvenneens [V O [V R 843,704 [ ..eveneees [ 843,704 |....... (654,761)[.....cccvnnnnnnn [V [V PO (U [V (. 0/0 weviiaees
S&P 500 8/21/2025
Strike @ 5593.1 Fixed Index Annuities Bank of America
TBABLS319 ..oovvvviiees | Exhibit 5 ... |Equity/Index Merr ................. EYKN6VOZCBBVDIIULBBO |. 08/21/2024 |. 08/21/2025 |.......... 1,996 |...... 11,165,729 ........... 5593.11......... 960,200 [.oeevevvnnnnnns [V PR (U R 601,444 | ...eeeein fonnn 601,444 |....... (549,420)...cvvnnrninnne [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 8/22/2025
Strike @ 5595.09 Fixed Index Annuities
TBABLS320 ...eeevvenees | Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVQRAN7OVEIBJPSK1K14  |. 08/23/2024 |. 08/22/2025 |............ 728 |....... 4,070,820 |.......... 5595.09 |......... 347,589 |..eeeeieeeen [V O [V 220,294 | .ooeiii [ 220,2% |....... (199,977)f..eeeeeeeennns [V [V PO (U [V (. 0/0 weviiaees
S&P 500 8/28/2025
Strike @ 5623.64 Fixed Index Annuities
TBABLS321 ..oiviiiiiees | e Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |.08/28/2024 |. 08/28/2025 |.......... 3,014 |...... 16,949,370 |.......... 5623.64 |...... 1,321,858 [.oooeevinnnnnns [V PR (U R 874,906 [...ooeeees [orrnnnn 874,906 |....... (816,577)]...ccvvvnnnnnnns [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 8/29/2025
Strike @ 5592.76 Fixed Index Annuities
TBABLS322 ...oeeeeeees | Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 08/30/2024 |. 08/29/2025 |............ 972 e 5,434,709 |.......... 5592.76 |......... 416,041 [...oooeennennnns [V O [V KK (e R 303,869 |....... (266,614).......ccnvnnnnn [V [V PO (U [V (. 0/0 weviiaees
S&P 500 8/7/2025
Strike @ 5256.22 Fixed Index Annuities
TBABLS31S ..ovvvviiiees | Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 08/07/2024 |. 08/07/2025 |.......... 2,560 |...... 13,455,923 |.......... 5256.22 |...... 1,169,670 |...cvvvnnnnnnens [V PR 0f..... 1,360,394 [..oveeeeens [ 1,360,3% |....... (793, 712)[eeeeeeviennnns [ [V R [ Of cevvennnns 0/0 wivieins
S&P 500 9/11/2025
Strike @ 5456.98 Fixed Index Annuities
7846L$325 ... Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 09/11/2024 |.09/11/2025 |.... 13,421,661 |.......... 5456.98 |...... 1,249,004 [...oeevveeieee s 0 e O e 1,025,318 [..oeeeenns o 1,025,318 |....... (707,471)|. 0.
S&P 500 9/12/2025
Strike @ 5566.67 Fixed Index Annuities
TBABLS326 .......evvnvrs | eeeeeeeinie e Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVQRAN7OVENBJPSK1K14 | 09/13/2024 |. 09/12/2025 |.......... 1,437 |........ 7,998,637 |.......... 5566.67 |........ 718,670 |.oevvvennnnns [V PR (U R 494,288 | .coevvinnn [ 494,288 |....... (395, 241)].ccvvvenninns [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 9/12/2025
Strike @ 5626.02 Fixed Index Annuities
TBABLS32T ..eeeeveeeee | e Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 09/13/2024 |. 09/12/2025 |.......... 7,851 |...... 44,169,714 {.......... 5626.02 |...... 3,637,047 |..eeeeeeeennnn [V O 0f..... 2,400,720 [.eeuenernns fonnes 2,400,720 |..... (2,112,658)[...cccvvnnnnnnns [V [V PO (U [V (. 0/0 weviiaees
S&P 500 9/18/2025
Strike @ 5630.22 Fixed Index Annuities
TBABLS329 .....eevvvns | Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVQRAN7OVEIBJPSK1K14 | 09/18/2024 |. 09/18/2025 |.......... 2,172 |...... 12,226,192 |.......... 5630.22 |...... 1,029,153 [t [V PR Of....... 671,079 [.eeeeeennis v 671,079 |....... (580, 154)[....eevviennnns [ [V R [ Of cevvennnns 0/0 wivieins
S&P 500 9/19/2025
Strike @ 5656.73 Fixed Index Annuities
TBABLS330 ..oeeeeeeiees | Exhibit 5 ... |Equity/Index BNP Paribas ........ KVQR4N7OVENBJPSK1K14 | 09/20/2024 |. 09/19/2025 |............ M |........ 4,360,830 .......... 5656.73 |......... KTV R [V O [V 226,500 [..ovunreens forreenne 226,500 |....... (203, 217)[.e e [V [V PO (U [V (. 0/0 weviiaees
S&P 500 9/25/2025
Strike @ 5720.07 Fixed Index Annuities Bank of America
TBABLS33T ..oeiiiiiiiees | Exhibit 5 ... |Equity/Index [Merr ................. EYKN6VOZCBBVDIIULBBO |. 09/25/2024 |. 09/25/2025 |.......... 2,211 |...... 12,648,905(.......... 5720.07 |......... 959,958 |...cevuunnnns [V PR (U R 578,405 [.evveneees o 578,405 |....... (560,903)[....vvvveennnns [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 9/26/2025
Strike @ 5718.67 Fixed Index Annuities
TBABLS332 ...oeeeeevees | Exhibit 5 ... |Equity/Index BNP Paribas ........ KVQRAN7OVENBJPSK1K14 | 09/27/2024 |. 09/26/2025 |.......... 1,309 |........ 7,484,538 |.......... 5718.67 |......... 634,174 |..eeeeeeeen [V O [V R 346,140 [ ..oveneees e 346,140 |....... (333,222)[....ccvvnnnnnnnn [V [V PO (U [V (. 0/0 weviiaees
S&P 500 9/4/2025
Strike @ 5591.59 Fixed Index Annuities Bank of America
7846L$323 .............. Exhibit 5 ... |Equity/Index Merr ................. EYKN6VOZCBBVDIIULBBO |. 09/04/2024 |. 09/04/2025 |.......... 1,850 |...... 10,345,728 |.......... 5591.59 |......... 746,127 [ [V PR (U R 588,275 | ... 588,275 |....... (505,565)]...vvvunnnnnns [ [V PR [ 0
S&P 500 9/5/2025
Strike @ 5523.7 Fixed Index Annuities
TBABLS324 .....coeeees | Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 09/06/2024 [. 09/05/2025 |.......... 1,579 |........ 8,724,353 |........... 5523.7 |......... 670,579 [.coeeeeiinnns [V O [V 576,042 [.eeveneenes e 576,042 |....... (445,789)...evveeeenee [V [V PO (U [V (. 0/0 weviiaees

S&P DYNAMIC INTRADAY
TCA 1/13/2026 Strike @|Fixed Index Annuities
749.8541 SPFDY$009 ... | .eouvreeeeeiiiiiieeeenns Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVORAN7OVEWBJPSK1K14 . 01/14/2025 |. 01/13/2026 |............. 299 ... 224,319]......... 749.8541 [ [V F 13,581 | [V F 6,611 . e | 6,611 ......... (6,970)]......cceeennnn [V O (I R (1 0f oo 0/0 ..ocvrnnnns
S&P DYNAMIC INTRADAY
TCA 1/16/2026 Strike @|Fixed Index Annuities
744.8806 SPFDY$010 .. [..coeeeiiiiiiiiiiiiiiinnns Exhibit 5 ... |Equity/Index |BNP Paribas ........ KVORAN7QVENBJPSK1K14 |. 01/17/2025 |. 01/16/2026 |............... 4l 3,032]......... 744.8806 |................ [V P X1 [ P 7 [ | L7 R (G T {1 PP [\ A [ PP 0] oo 0/0 ..
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
S&P DYNAMIC INTRADAY
TCA 1/2/2026 Strike @ |Fixed Index Annuities
T47.6 SPFDYS007 .ceve | eovvreriinniieeeeinninnnns Exhibit 5 ... |Equity/Index BNP Paribas ........ KVQRAN7OVENBJPSK1K14 | 01/03/2025 |. 01/02/2026 |............. 283 |oeeeennnns 174,079 ............ FLIA N ()] N 1913 [ O e 5,157 |evveinees foeeeeeee 5,157 [ (6,756)[.cceeeennnnnnns [ TR | IO [} PSRRI | IR 0/0 weviiaees
S&P DYNAMIC INTRADAY
TCA 1/30/2026 Strike @|Fixed Index Annuities
763.6321 SPFDY$011 ... Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVQRAN7OVENBJPSK1K14  |. 01/31/2025 |. 01/30/2026 |.... e 271,922 76306321 [ 0 16,907 [ 0 e 6,878 ... ...6,878.........(10,029)(. 0.
S&P DYNAMIC INTRADAY
TCA 1/7/2026 Strike @ |Fixed Index Annuities
754.2 SPFDYS008 ...... |.eeereeevrnniiiriiinnnnnnns Exhibit 5 ... |Equity/Index BNP Paribas ........ KVQR4N7OVEIBJPSK1K14 | 01/08/2025 |.01/07/2026 |............ 122 o 91,748 ............. T54.2 | e [ 5,686 [-..ceeveeneeeee O s 2,489 | e [ 2,489 |t (3,197))eeeeeeenennnn [ TR | IO [} PSRRI | IR 0/0 weviiaees
S&P DYNAMIC INTRADAY
TCA 11/26/2025 Strike [Fixed Index Annuities
@ 787.1 SPFDYS00T .oov | e Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVQRAN7OVENBJPSK1K14  |. 11/26/2024 |. 11/26/2025 |............... - 1,637 |t 700 ) LR [C F [V O | FER -2 I N 2 F (1)) (0N R | FEN [N SR | IR 0/0 wivieins
S&P DYNAMIC INTRADAY
TCA 12/11/2025 Strike |Fixed Index Annuities
@ 799.69 SPFDYS003 ... | .coevervvrennreerrinnnnnnns Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVORAN7OVENBJPSK1K14  |. 12/12/2024 |. 12/11/2025 |............ 194 |...oeeeeee 154,828 ........... 799.69 |........... 9,287 |eeeeeeeeennnn (V) PO | FEUT 1,785 | | 1,785 |.......... (3,166)[.ceeeeeennnnnes [ TR | IO [} PSRRI | IR 0/0 weviiaees
S&P DYNAMIC INTRADAY
TCA 12/17/2025 Strike |Fixed Index Annuities
@ 792.22 SPFDYS004 ... | ceeeeeeeernneeeeeiininnnns Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVORANTOVENBJPSK1K14  |. 12/18/2024 |. 12/17/2025 |.............. () . 55,440 |....eunn.. 79R.22|..cccunnenn 2,150 feoiiiiiiiinnnns (0N R | FER 62 I 752 s [RI72L)) . (0N R | FEN [N SR | IR 0/0 wivieins
S&P DYNAMIC INTRADAY
TCA 12/19/2025 Strike |Fixed Index Annuities
@ 751.2133 SPFDYS006 | ...oevvvvvvnneerevnnnnnnns Exhibit 5 ... |Equity/Index BNP Paribas ........ KVORANTOVENBUPSK1K14  |. 12/23/2024 |. 12/19/2025 |.............. LS PO 71,831 |......... 751.2183 | 5,067 [ceeeeeeennnnnnns (V) PO | IR 1,980 |.oeevvvenen Jreneees 1,980 [.oeeeennn [V3200) [ TR | IO [} PSRRI | IR 0/0 weviiaees
S&P DYNAMIC INTRADAY
TCA 12/26/2025 Strike |Fixed Index Annuities
@ 759.4943 SPFDYS005 | ..oeeeevvrnnneeeieiininnnns Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVQRAN7OVENBJPSK1K14 | 12/27/2024 |. 12/26/2025 |............. X 192,448 |......... 759.4943 |.......... 12,082 [ (VN O | FE LIV UA T (AR RO 4,771 o (5,550))0uueiiiinnnnns (0N R | FEN [N SR | IR 0/0 wivieins
S&P DYNAMIC INTRADAY
TCA 12/3/2025 Strike @|Fixed Index Annuities
795.27 SPFDY$002 ..... Exhibit 5 ... |Equity/Index BNP Paribas ........ KVQRANTOVENBJPSK1K14  |. 12/04/2024 |. 12/03/2025 |.... ...46,945 L 795.27 |..
S&P DYNAMIC INTRADAY
TCA 2/13/2026 Strike @|Fixed Index Annuities
759.5185 SPFDYS013 ... | .coeeeeeeviiieeeieiiiinnnns Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVQRAN7OVEIBJPSK1K14 | 02/14/2025 |. 02/13/2026 |............ 21 172,631 |......... 759.5185 |..ceviviinnnns Oferens 77 | O [ 3R U 4,833 ...t [(C18:1:K)) R (0N R | FEN [N SR | IR 0/0 wivieins
S&P DYNAMIC INTRADAY
TCA 2/27/2026 Strike @|Fixed Index Annuities
754.154 SPFDYS014 ... |.cooeviiiiiiiieiiiiiinnnns Exhibit 5 ... |Equity/Index BNP Paribas ........ KVQRAN7OVENBJPSK1K14  |. 02/28/2025 |. 02/27/2026 |............ 571 |.......... 430,373 |.......... 754154 oo ()] N 23,500 |.evveeeeeeennnn O e 13,742 e o 18,742 .......... [CIE:) A [ TR | IO [} PSRRI | IR 0/0 weviiaees
S&P DYNAMIC INTRADAY
TCA 3/13/2026 Strike @|Fixed Index Annuities
714.95 SPFDY$015 ... |.eeeeeiiviniieiiiiiinnnns Exhibit 5 ... |Equity/Index [Nomura ............... 0Z3VO5H2G7GRS05BHJ91 ). 03/17/2025 |. 03/13/2026 |............ 346 |.......... 247,680]........... T14.95 |, (V)] 15,106 [..oovvveeeeen O founnnnnnns 11,370 oo | 11,370 |.......... [CIEL) [0 o | Ao Ofiiiiiiiiannn 0] oo 0/0 tivvennnnnns
0159999999. Subtotal - Purchased Options - Hedging Other - Call Options and Warrants 123,437,447 91,320,635 142,271,365 | XXX 142,271,365 (107,625,835) 0 0 XXX XXX
S&P 500 1/28/2027
Strike @ 6494
784626164 .............. Variable Annuities ... |Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVORAN7OVENBJPSK1K14 | 01/28/2025 |. 01/28/2027 |.......... 6,900 |...... 44,808,600 |.....ccunnn... 6494 ... 0f..... 3,730,071 [.cceeeeeeeeeen 0 e 5,337,238 | .coevvnnnns fennnnn 5,337,238 |...... 1,607,167 |eeeeeeeeeenee [ TR | IO [} PSRRI | IR 0/0 weviiaees
S&P 500 10/21/2026
Strike @ 5920
784626161 .............. Variable Annuities ... |Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVENBJPSK1K14 | 09/04/2024 |. 10/21/2026 |.......... 5,000 |...... 29,600,000 |....ccuuunnnns 5920 |...... 2,708,800 |...ccvvunnnnnnns (VN PR | N R 2,422,758 | .oeeerin [ 2,422,758 |......... 518,129 [ovvniiiinnnnn (0N R | FEN [N SR | IR 0/0 wivieins
S&P 500 11/20/2026
Strike @ 5935
784628162 .............. Variable Annuities ... |Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVENBJPSK1K14 | 09/04/2024 |. 11/20/2026 |.......... 5,000 |...... 29,675,000 |......ccennunn 5935 |...... 2,772,700 |.eeeeenes (VN PR | N I 2,489,400 |....covunns feunnnn 2,489,400 |......... 525,079 |.eevvnueeeeenns [ TR | IO [} PSRRI | IR 0/0 weviiaees
S&P 500 12/21/2026
Strike @ 5951
784626163 .............. Variable Annuities ... |Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVENBJPSK1K14 | 09/04/2024 |. 12/21/2026 |.......... 5,000 |...... 29,755,000 .......cceunn 5951 |...... 2,835,700 |..eunneeinnnnnn (VN PR | N R T (VX I R 2,554,103 |......... 532,94 | (0N R | FEN [N SR | IR 0/0 wivieins
S&P 500 2/25/2027
Strike @ 6443
784628165 .............. Variable Annuities ... |Exhibit 5 ... [Equity/Index |Goldman Sachs ...... W22LROWP2|HZNBBBKS528  |. 02/26/2025 |. 02/25/2027 |.......... 6,500 |...... 41,879,500 |......cevnnnn 6443 ..o 0f..... 3,642,360 |.....coveeeennn O] 4,870,395 | ..oovvnnnns fennnnn 4,870,395 |...... 1,228,085 [ceeeeeeeennnnns [ TR | IO [} PSRRI | IR 0/0 weviiaees
S&P 500 3/26/2027
Strike @ 6100
784625166 ... Variable Annuities ... |Exhibit 5 ... [Equity/Index |Barclays Capital .. AC28XIWWI3WIBK2824319 |. 03/27/2025 |.03/26/2027 |.... 24,400,000..............6100 |......cooeeee O [ 2,131,880 [......ccevenn 0. 2,373,400 ).....ceunnn | 2,373,400 |.........241,520 |. . 0]..




¢c¢’903

STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
S&P 500 4/22/2026
Strike @ 5233.758
784628155 .......cco...n Variable Annuities ... |Exhibit 5 ... [Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 01/22/2024 |.04/22/2026 |.......... 8,500 |...... 44,486,943 |......... 5233.758 |...... 3,926,320 |.ccevnnnnnnns [V O 0f..... 1,848,325 [.evveneens fonnens 1,848,325 |......... 354,730 |.eeveneeeaenee [V [V PO (U [V (. 0/0 weviiaees

S&P 500 5/22/2026
Strike @ 5555
784628156 ...
S&P 500 6/22/2
Strike @ 5575

Variable Annuities ... [Exhibit 5 ... [Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 05/03/2024 |. 05/22/2026 |..........5,600 |...... 31,108,000 ...5585 [...... 2,646,728

...... 1,760,010 | ... ......1,760,010 |.........379,455 |.

784628157 ....eeeennnnnn Variable Annuities ... |Exhibit 5 ... [Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 05/03/2024 |.06/22/2026 |.......... 5,600 |...... 31,220,000 |......ccevnenn 5575 |...... 2,714,208 | [V O 0f..... 1,842,503 [.evvenene fonnees 1,842,508 |......... 397,532 |.eeeeieeeeeee [V [V PO (U [V (. 0/0 weviiaees
S&P 500 7/22/2026

Strike @ 5593

784626158 .............. Variable Annuities ... |Exhibit 5 ... [Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 05/03/2024 |.07/22/2026 |.......... 5,600 |...... 31,320,800 |........ccen 5593 |...... 2,777,880 |.eovvvvnnnnnns [V PR 0f..... 1,924129 [.oeeeeennn [ 1,924,129 |......... 410,145 [oeeniiiinnnnn [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 8/21/2026

Strike @ 5611

784626159 .............. Variable Annuities ... |Exhibit 5 ... [Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 05/03/2024 |.08/21/2026 |.......... 5,600 |...... 31,421,600 |.......cce... 5611 |...... 2,847 152 |oeeeeeeeeeenn [V O 0f..... 2,008,744 [...ooeeees fonnnes 2,008,744 |......... 421,972 |eeeeeeee [V [V PO (U [V (. 0/0 weviiaees
S&P 500 9/21/2026

Strike @ 5904

78462$160 .............. Variable Annuities ... |Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEINBJPSK1K14 |. 09/04/2024 |. 09/21/2026 |.......... 5,000 [...... 29,520,000].............. 5904 |...... 2,642,050 ... [ 0f..... 2,353,355 [.coeeeennnn o 2,353,355 [......... 510,997 [.oooiiiiinnnnns [ [0 (U] O cevvennnns 0/0 tivvennnnnns
0169999999. Subtotal - Purchased Options - Hedging Other - Put Options 25,871,538 9,504,311 0 31,784,359 | XXX 31,784,359 7,127,705 0 0 0 0 XXX XXX
0219999999. Subtotal - Purchased Options - Hedging Other 149,308,985 100,824,946 0 174,085,724 | XXX 174,055,724 | (100,498, 130) 0 0 0 0 XXX XXX
0289999999. Subtotal - Purchased Options - Replications 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0359999999. Subtotal - Purchased Options - Income Generation 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0429999999. Subtotal - Purchased Options - Other 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0439999999. Total Purchased Options - Call Options and Warrants 123,437,447 91,320,635 0| 142,271,365 [ XXX 142,271,365 (107,625,835) 0 0 0 0] XXX XXX
0449999999. Total Purchased Options - Put Options 25,871,538 9,504,311 0 31,784,359 | XXX 31,784,359 7,127,705 0 0 0 0 XXX XXX
0459999999. Total Purchased Options - Caps 0 0 0 0] XXX 0 0 0 0 0 0] XXX XXX
0469999999. Total Purchased Options - Floors 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0479999999. Total Purchased Options - Collars 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0489999999. Total Purchased Options - Other 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0499999999. Total Purchased Options 149,308,985 100,824,946 0 174,085,724 | XXX 174,055,724 | (100,498, 130) 0 0 0 0 XXX XXX
0569999999. Subtotal - Written Options - Hedging Effective Excluding Variable Annuity Guarantees Under SSAP No.108 0 0 0 0] XXX 0 0 0 0 0 0] XXX XXX
0639999999. Subtotal - Written Options - Hedging Effective Variable Annuity Guarantees Under SSAP No.108 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
RUSSELL 2000 4/2/2025

Strike @ 2227.91 Fixed Index Annuities

464288183 ... | Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 04/02/2024 |. 04/02/2025 |............ S . 434,754 |.......... 222791 |eeenennnn (7,064)....cccvvnnnnnns [V O [V [QVIVET0) [ R (12,757 ) 4,604 | [V [V PO (U [V (. 0/0 weviiaees
RUSSELL 2000 4/4/2025

Strike @ 2204.96 Fixed Index Annuities

464288184 ....iiiiiiins | Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 04/05/2024 |. 04/04/2025 |............ 144 |.......... 318,352 ).......... 2204.96 |.......... (8,578)[...ceevvnennnns [V PR [ (VN U R [N R 1,106 [ [ [V R [ Of cevvennnns 0/0 wivieins
RUSSELL 2000 4/10/2025

Strike @ 2187.58 Fixed Index Annuities

464288185 ....oieeeeies | Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 04/10/2024 |. 04/10/2025 |............ 187 |.......... 409,734 |.......... 2187.58 |...enn.... [V25:7::)) R [V O [V (16,425)] .cevvvnnns fennns (16,425)|........... 3,949 | i [V [V PO (U [V (. 0/0 weviiaees
RUSSELL 2000 4/11/2025

Strike @ 2160.26 Fixed Index Annuities Bank of America

464258186 .... P RN Exhibit 5 ... |Equity/Index [Merr ... EYKN6VOZCBBVDIIULBBO |. 04/12/2024 |. 04/11/2025 |.... ... 104,038 ).......... 2160.26 |.. (78 .. e (178)... 2,118 . 0 e O el O [ O 0/0 .

RUSSELL 2000 /2025

Strike @ 2101.320526 |Fixed Index Annuities

4642SS187 ..eeeeeees | Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 04/12/2024 |. 04/14/2025 |.......... 7,886 |...... 16,570,265(..... 2101.329526 |....... (223,783)]-vvueeeeeeennnn [V O 0f...... (926,965)] ...ccvvnnns founnnnn (926,965)|......... [PARCTR) [V [V PO (U [V (. 0/0 weviiaees
RUSSELL 2000 4/17/2025

Strike @ 2083.43 Fixed Index Annuities

464288188 ......covvnes | Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 04/17/2024 |.04/17/2025 |............ 160 |.......... 333,661 |.......... 2083.43 |.......... [E:72%)) [V PR (U R (19,879) veveneeecs o (19,879)............ (406)[.....ccvvnnnnnne [ [V R [ Of cevvnnnnns 0/0 wivieins
RUSSELL 2000 4/17/2025

Strike @ 2078.13 Fixed Index Annuities

464288189 ....oiiieiinnn | e Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVORAN7QVENBJPSK1K14  |. 04/19/2024 |. 04/17/2025 |.......eeveeet 85 et 177,659.......... 2078.13].......... (3,610)f-cceeeenennnns [V T ()] (9,008)] cevveenenee [ (9,008)f-..cceenn 2,308 |...eieeiennnns [ [V T [ O covvennnns 0/0 tevviiaes
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1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
RUSSELL 2000 4/24/2025
Strike @ 2080.75 Fixed Index Annuities
464288190 ...eiiieieies | Exhibit 5 ... |Equity/Index |Goldman Sachs ...... W22LROWP2|HZNBBBK528 | 04/24/2024 |. 04/24/2025 |............ 165 .......... 342,367 .o 2080.75 |........ (11,977)] e [V O [V (17,462)( .eevneeees oo (17,462)|........... 4,942 | [V [V PO (U [V (. 0/0 weviiaees
RUSSELL 2000 4/25/2025
Strike @ 2104.05 Fixed Index Annuities Bank of America
464258191 ... Exhibit 5 ... |Equity/Index [Merr ... EYKN6VOZCBBVDIIULBBO |. 04/26/2024 |. 04/25/2025 |.... L 179,349 2104.05 |.......... (5,720)] e (7,172)) . (7,172)... ..3,006 |. 0.

RUSSELL 2000 5,
Strike @ 2088.64 Fixed Index Annuities
464258192 ...oeeeiiiii [ Exhibit 5 ... |Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 05/01/2024 |.05/01/2025 |............ 14 .......... 237,207 |.......... 2088.64 |.......... (3,389)..cceeins (1 (1) T (14,725)] e | (14,725)............ [TX15)) I (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 5/2/2025
Strike @ 2065.9 Fixed Index Annuities
464258193 ooiiiiiiiees [ Exhibit 5 ... [Equity/Index |Goldman Sachs ...... W22LROWP2 IHZNBB6KS28 [ 05/03/2024 |. 05/02/2025 |............... Tloeeeeenn 13,635|........... 2065.9 |..eevveenns (37773 I [0 R [V F [£74)) [ TR (743)) R 301 [ (1 [0 R [V 0f cooeenns 0/0 ..o
RUSSELL 2000 5/8/2025
Strike @ 2186.41 Fixed Index Annuities
464258194 ..o | Exhibit 5 ... |Equity/Index |Wells Fargo ........ KB1H1DSPRFMYMCUFXTO9  [. 05/08/2024 |. 05/08/2025 |............. 299 ... 654,611 .......... 2186.41 |......... (17,503)..ccceeees (1 (1) PR (V4D PR O (V4D o 11,489 | (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 5/9/2025
Strike @ 2179.43 Fixed Index Annuities
464288195 ooiiiiiiiees [ Exhibit 5 ... [Equity/Index |Goldman Sachs ...... W22LROWP2 IHZNBB6KS28 [ 05/10/2024 |. 05/09/2025 |............ 192].......... 330,576 |.......... 2179.43|.......... (8,920)]..0vvvvvvvinnns [0 R (1) F [(55)) [SAAARRAA R (553! R 6,49 [........oennnne (1 [0 R [V 0f cooeenns 0/0 ..o
RUSSELL 2000 5/14/2025
Strike @ 2192.481533 |[Fixed Index Annuities
464258196 ....oeeeeeiees [ Exhibit 5 ... |Equity/Index |BNP Paribas ........ KVQRAN7OVEWBUPSK1K14  [. 05/14/2024 |. 05/14/2025 |.......... 1,980 [........ 4,342,100 ..... 2192.481533 |......... (95,260)...cccccneenns (1 (1) P (1,684)] evveeeeenn o (1,684),.......... 84,635 |......eeueeees (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 5/15/2025
Strike @ 2185.33 Fixed Index Annuities
464288197 oo [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 05/15/2024 |.05/15/2025 |.............. [ 125,897 |.......... 2185.33|.......... [E11)) A [0 R [V F [RL1)) I R (140)]........... 2,783 [ (1 [0 R [V 0f oo 0/0 ..o
RUSSELL 2000 5/16/2025
Strike @ 2206.81 Fixed Index Annuities
464288198 ... T I
RUSSELL 2000 5/16/2025

Strike @ 2223.11 Fixed Index Annuities
464258199 ooiiiiiiiins [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 05/22/2024 |.05/16/2025 |.............. 91l 202,725 ... 22311 .......... () A [0 R (1) F (1)) ISR R (4] 3,085 [vveiieeinnns (1 [0 R [V 0f cooeenns 0/0 ..o
RUSSELL 2000 5/23/2025
Strike @ 2224.51 Fixed Index Annuities
464258200 ....oeeeeeiies [ e Exhibit 5 ... |Equity/Index |BNP Paribas ........ KVQRAN7OVEWBUPSK1K14 . 05/24/2024 |. 05/23/2025 |.............. 86 |....cenn. 192,242 |.......... 2224.51 |.......... (2,396).cceeenns (1 (1) PR [C55)) I (46)........... 3,194 [ (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 5/29/2025
Strike @ 2182.88 Fixed Index Annuities
464288201 .oovveiiiiies [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 05/29/2024 |.05/29/2025 |.............. K2 67,036 |.......... 2182.88 |.......e. (1,498)....ccceeeennnn [0 R [V PO [512)) PP R [255)) 1,913 | (1 [0 R [V 0f oo 0/0 ..o
RUSSELL 2000 5/30/2025| o
Strike @ 2163.58 Fixed Index Annuities Bank of America
464258202 ..o | e Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO . 05/31/2024 |. 05/30/2025 |.............. 65 [.......... 140,719.......... 2163.58 |.......... (3,365)[..ccceeens (1 (1) P [ E:K)) I RO (1,183)]...eveeees 4,335 [coeeeiiiins (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 6/5/2025
Strike @ 2240.78 Fixed Index Annuities
464288203 .....oooeviees [ Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWBJPSK1K14 . 06/05/2024 |. 06/05/2025 |.............. Bl 62,787 |.......... 2240.78 |............ (7)) I [0 R [V (1)) PUUUUTTRRI (B)eeeeeeeeeennn 659 | (1 [0 R [V 0f cooeenns 0/0 ..o
RUSSELL 2000 6/6/2025
Strike @ 2174.32 Fixed Index Annuities
464258204 ...oooiiiii | e Exhibit 5 ... |Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 06/07/2024 |. 06/06/2025 |.............. K7 N 73,927 |.......... 2174.32 | [(:135)) T (1 (1) P [(RIV2(:)) [ RO (3,776)]...eveennnee LA % I (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 6/12/2025
Strike @ 2156.91 Fixed Index Annuities
464285205 .............. .
RUSSELL 2000 6/13/2025

Strike @ 2116.94 Fixed Index Annuities
464258206 .....ooeeeies | e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 06/14/2024 |.06/13/2025 |.......... 3,252 |....... 6,883,611 |.......... 2116.94 |....... (198,229)]....covveennnee (1 0l...... (156,009)] ...vvvveees |oneen (156,009)......... 253,959 [...oeeeeinnnes (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 6/13/2025
Strike @ 2162.56 Fixed Index Annuities
464288207 ...oovvviiiien [ Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWBJUPSK1K14  [. 06/14/2024 |. 06/13/2025 |.............. [ R 205,076 |.......... 2162.56 |.......... (172 R [0 R [V PO (1,483)] oo [ (1,483)]....evnnnnn (e (1 (I R (1 0f oo 0/0 ..ocvrnnnns
RUSSELL 2000 6/20/2025| o
Strike @ 2192.51 Fixed Index Annuities Bank of America
464258208 .....ooeeeiies [ i, Exhibit 5 ... [Equity/Index [Merr ................. EYKN6V0ZCBBVDIIULBBO [. 06/20/2024 |. 06/20/2025 |............ 204].......... 447,250].......... 2192.51.......... (8,445)................ [\ A [ P (1,732)] e [ (1,782)]..ceuee 12,468 |................ {1 PP [\ A [ PP 0] oo 0/0 ..

Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |.05/17/2024 |.05/16/2025 |....

... 122,301l 2206.81 |..

Exhibit 5 ... [Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 06/18/2024 |. 06/12/2025 |.............. 68 1.......... 146,929 .......... 2156.91 |....eevees (754)e oo [V R 0 (8,898)]...0vveeennnn LI [V FO [V R [V FO 0




STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date
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1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
RUSSELL 2000 6/20/2025
Strike @ 2144.14 Fixed Index Annuities Bank of America
464288209 .....coeeeeeen | Exhibit 5 ... |Equity/Index Merr ................. EYKN6VOZCBBVDIIULBBO |. 06/21/2024 |. 06/20/2025 |.............. (S5 . 139,691 |.......... 214414 |.......... (3,321)]- e [V O (V)] N (2,194)] cevveeees o (2,194).ceveennnns 4,989 |oeueeieiinnnnnn [V [V PO (U [V (. 0/0 weviiaees
RUSSELL 2000 6/25/2025
Strike @ 2146.13 Fixed Index Annuities
464288210 ... Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 06/26/2024 |. 06/25/2025 |.... e 224,077 e 2146.13 |.. ... (4,537)] ... ..8,197 . 0.

RUSSELL 2000 7.
Strike @ 2168.29 Fixed Index Annuities
464288211 .o [ Exhibit 5 ... |Equity/Index |BNP Paribas ........ KVQRAN7OVEWBUPSK1K14 . 07/03/2024 |. 07/03/2025 |.............. L I 203,234 |.......... 2168.29 |.......... (2,909)...ccceiinns (1 [ FOR (740 I R (C720) ——. 7182 | (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 7/10/2025
Strike @ 2208.93 Fixed Index Annuities
464288212 oo [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |.07/10/2024 |.07/10/2025 |............. P73 512,082|.......... 2208.93 |.......... (9,564)......cccunnnns [0 R [V F (X15)) PP R (496)|.......... 14,786 |- (1 [0 R [V 0f cooeenns 0/0 ..o
RUSSELL 2000 7/11/2025
Strike @ 2151.06 Fixed Index Annuities Bank of Anerica
464258213 . [ e Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO . 07/12/2024 |. 07/11/2025 |.............. L2 U 95,335 ... 2151.06 |.......... (2,615)]...ceveeennee (1 [ FOR [W£:73) R (782))-cees 4,089 [...oeeeennne (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 7/14/2025
Strike @ 2271 Fixed Index Annuities
464288214 oo [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |.07/12/2024 |.07/14/2025 |.......... 3,037 |....... 6,898,026 |.............. 271 |....... (202,502)]...vvvveeenns [0 R (1) F (1,401)] e o (1,401)........ 11,874 | (1 [0 R [V 0f cooeenns 0/0 ..o
RUSSELL 2000 7/17/2025
Strike @ 2365.04 Fixed Index Annuities Bank of America
464258215 ..o [ e Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO . 07/17/2024 |. 07/17/2025 |.............. L1 125,986 |.......... 2365.04 |.......... (2,767)]. e (1 (1) FOR (1) PR OO (5! R 647 oot (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 7/18/2025
Strike @ 2324.69 Fixed Index Annuities Bank of Anerica
464288216 ..oeevveiiien [ Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO . 07/19/2024 |. 07/18/2025 |............... [ R 11,507 .......... 2324.69 |............. (342)].cevvvieenns [0 R [V (G PUUUUTTTRI () TS 103 [ (1 [0 R [V 0f oo 0/0 ..o
RUSSELL 2000 7/25/2025
Strike @ 2362.85 Fixed Index Annuities
46425$217 ...
RUSSELL 2000 8/1/2025
Strike @ 2323.35 Fixed Index Annuities
464288218 .oovvviiiiien [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 08/02/2024 |.08/01/2025 |.............. 67 v 156,089 |.......... 2323.35 |.......... (2,409).......ccunnnns [0 R (1) F (1) P Q1)) R 1,813 [ (1 [0 R [V 0f cooeenns 0/0 ..o
RUSSELL 2000 8/7/2025
Strike @ 2248.72 Fixed Index Annuities
464258219 ..eeveiiiiii [ Exhibit 5 ... |Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 08/07/2024 |.08/07/2025 |.............. VLA 173,061 |.......... 2248.72 | (1,411)] e (1 (1) P (3,964)[..cccennns ferneannne (3,964)........... 4,388 |...oeeeennnn (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 8/15/2025
Strike @ 2173.89 Fixed Index Annuities
464288220 ....ooooeiiees [ Exhibit 5 ... |Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 08/14/2024 |.08/15/2025 |.............. L7 210,498 .......... 2173.89 |.......e. (5,824))..cvvvvvniinnnns [0 R (1) F [(]7220)) POUUUURRRI (9,220)........... 1,972 )i (1 [0 R [V 0f oo 0/0 ..o
RUSSELL 2000 8/14/2025
Strike @ 2198.54 Fixed Index Annuities
464258221 ..o | Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 08/14/2024 |.08/14/2025 |.......... 2,405 |....... 5,288,060 |.......... 2198.54 |....... (176,689)......ccveee (1 (1) T (23,569)[ ..vvvveee |oernenes (23,569)......... 211,19 [ (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 8/15/2025
Strike @ 2251.95 Fixed Index Annuities
464288222 ... [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |.08/16/2024 |.08/15/2025 |............ 103 |.......... 232, 424|.......... 2251.95 |.......... [ °%)) A [0 R [V F (K273 PP R (312))..cenes 6,600 |...ccuvnnnnnnne (1 [0 R [V 0f cooeenns 0/0 ..o
RUSSELL 2000 8/21/2025
Strike @ 2249.02 Fixed Index Annuities Bank of America
464258223 ..o | e Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO . 08/21/2024 |. 08/21/2025 |.............. 2. 27,416 |.......... 2249.02 |.......... (1,107)]- e (1 (1) PR (7 I IR (23] I L T (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 8/28/2025
Strike @ 2327.5 Fixed Index Annuities
464285224 ..............
RUSSELL 2000 9/4/2025
Strike @ 2338.53 Fixed Index Annuities Bank of America
464288225 ..o | e Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO  [. 09/04/2024 |. 09/04/2025 |.............. 65 [.......... 151,630 |.......... 2338.53 |.......... (1,973)] e (1 (U IR [(<15)) I I (36)........... 2,240 [ (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 9/11/2025
Strike @ 2218.08 Fixed Index Annuities
464288226 ......oooeeees [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |.09/11/2024 |.09/11/2025 |.............. 721 115,030 |.......... 2218.08 |.......... [(R:15)) A [0 R (I F [E11)) [ TR (516)......c.... 4,996 [..ovveeeeinnnns (1 (I R (1 0f oo 0/0 ..ocvrnnnns
RUSSELL 2000 9/12/2025
Strike @ 2303.62 Fixed Index Annuities
464288227 ...vveeeeei [, Exhibit 5 ... [Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 09/13/2024 |. 09/12/2025 |.......... 3,015 |........ 6,944,746 |.......... 2303.62]....... (217,433)]. .. [\ A [ P (4,301)] .o [ (4,391)]......... 143,247 | {1 PP [\ A [ PP 0] oo 0/0 ..

Exhibit 5 ... |Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 07/26/2024 |.07/25/2025 |....

... 133,265 .......... 2362.85 |..

Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |.08/28/2024 |.08/28/2025 |............ 104 .......... 242,851 ... 2327.5 | (7,300)]..cvveeeaannnn [V R (V) FOUTTRO (TT) weeeees o (77 3,804 [.veiiiiins [V FO [V R [V FO 0




STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date
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1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
RUSSELL 2000 9/25/2025
Strike @ 2353.29 Fixed Index Annuities Bank of America
464288228 ... | Exhibit 5 ... |Equity/Index Merr ................. EYKN6VOZCBBVDIIULBBO |. 09/25/2024 |. 09/25/2025 |............ 163 |.......... 384,080 (.......... 2353.29 |.......... [ A10)) T [V O [ R [RE5)) (AR R (156)]......eeen 6,393 |ceuueieeinennnn [V [V PO (U [V (. 0/0 weviiaees
RUSSELL 2000 10/2/2025
Strike @ 2353.15 Fixed Index Annuities
464288229 .. Exhibit 5 ... |Equity/Index [Goldman Sachs ...... W22LROWP2|HZNBBBKS28  |. 10/02/2024 |. 10/02/2025 |.... ....656,788.......... 2353.15|.. ... 12,659 |. 0.
RUSSELL 200!
Strike @ 2306.75 Fixed Index Annuities

464258230 ...oeeieeiii [ e Exhibit 5 ... |Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 10/09/2024 |. 10/09/2025 |.............. 74 |.......... 170,561 |.......... 2306.75 |......... (4,866)].....0cceennnnee (1 (1) P [QIR)) PP T (1,439)........... 4413 s (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000
10/14/2025 Strike @ |Fixed Index Annuities
2373.85 464258231 ... | .eeceiiiiiiiiieeeee Exhibit 5 ... [Equity/Index |Goldman Sachs ...... W22LROWP2 IHZNBB6KS28 [ 10/14/2024 |. 10/14/2025 |.......... 2,350 |........ 5,679,165].......... 2373.85 |....... (173,740)...coeeennns [0 R (1) F (2,364) ceeeeennns [ (2,364).......... 95,552 |..uiiiiiennne (1 [0 R [V 0f cooeenns 0/0 ..o
RUSSELL 2000
10/17/2025 Strike @ |Fixed Index Annuities
2324.97 464288232 ... |.eeciiiiiiiiiiiiieeeee Exhibit 5 ... |Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 10/21/2024 |. 10/17/2025 |.............. 46 |.......... 107,228|.......... 2324.97 |.......... (3,097)]. v (1 [ FOR [CX70) [ RPN (437))-ceees 2,081 | (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000
10/23/2025 Strike @ |Fixed Index Annuities
2419.22 464288233 ... |.ieciiiiiiiiieeeeee Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 10/23/2024 |. 10/23/2025 |.............. 49 [ 117,483 .......... 2419.22 |.......... (274 R [0 R (1) F (49)] . eveees Jeeeeeiinees () I 1,512 (1 [0 R [V 0f cooeenns 0/0 ..o
RUSSELL 2000
10/30/2025 Strike @ |Fixed Index Annuities
2395.15 464288234 ... |.cccviiiiiiiiiiiiieee Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 10/30/2024 |. 10/30/2025 |.............. L7 R 207,636 .......... 2395.15 |.......... (5,966)].....0eeeennnnn (1 [ FOR (QR1C)) I R (116)......e 3,268 [..oeeeeeenns (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000
11/13/2025 Strike @ |Fixed Index Annuities

2528.45 464259235 ... [.evereiiiiiiiiiiiiie Exhibit 5 ... |Equity/Index |Morgan Stanley .... 4POUHN3JPFGFNF3BB653 | 11/13/2024 |. 11/13/2025 |.....eeeeeee. 401 101,087 |ovevnee 250845 ... (1,329)f. v U S (1] 1:)) PO AR ()] I 1,650 [ovovrerienen (L] U S (L) [0 0/0 o
RUSSELL 2000

11/14/2025 Strike @ |Fixed Index Annuities Bank of America

2483.31595 464255236 Exhibit 5 ... |Equity/Index [Merr ... EYKNGVOZCBBVDOIULBBO  |. 11/14/2024 |. 11/14/2025 |.... 6,007,986 ...... 2483.31595 |......... (180,150)

RUSSELL 2000
11/26/2025 Strike @ |Fixed Index Annuities

2619.95 464288237 ... [.eoeeiiiiiiiiiiiiiiin Exhibit 5 ... |[Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 11/27/2024 |. 11/26/2025 |.............. 76 |.eeeennn 199,562 .......... 2619.95|........ (11,704)]...ccceeennnnn [0 R (V) PO (2150 R TR [£:13)] IR 2,545 [ (1 [0 R [V 0f cooeenns 0/0 ..o
RUSSELL 2000 12/3/2025

Strike @ 2570.56 Fixed Index Annuities

464288238 ......ooooiiis [ Exhibit 5 ... |[Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 12/04/2024 |. 12/03/2025 |.............. X7 . 111,305 |.......... 2570.56 |.......... (3,016)f....nnnnn (I (V) PO (7<) R I (1)) I 745 | (U FO (1 (U FOT 0f oo 0/0 ..o

RUSSELL 2000
12/10/2025 Strike @ |Fixed Index Annuities
2506.46 464258239 ... |.ccccriiiiiiiiiiiieeeee Exhibit 5 ... |[Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 12/11/2024 |. 12/10/2025 |.............. [ I 235,833 ).......... 2506.46 |.......... (81074 R [0 R [V F [RL1)) IR R (146)......c.. 2,895 [cueiiieiiis (1 [0 R [V 0f oo 0/0 ..o
RUSSELL 2000
12/12/2025 Strike @ |Fixed Index Annuities
2490.68 464258240 ... |.cocrriiiiiiiiiiiiiiein, Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 12/13/2024 |. 12/12/2025 |.............. 45 |.......... 111,388 ... 2490.68 |.......... (3,383)[.cceens (1 (U IR (7 R I (54)-ccenes 1,395 | (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000
12/12/2025 Strike @ |Fixed Index Annuities

2492.54 46425821 ... |.cooiiiiiiiiiii Exhibit 5 ... |Equity/Index |Barclays Capital .. AC2BXIWNI3NIBK2824319 |. 12/13/2024 |. 12/12/2025 |.......... 2,634 [....... 6,566,148 |.......... 249254 |....... (202,199)....vevevee U S (1) (3,127)] v o (3,927 v 81,308 [evvvereennns (L] U S (L) [0 0/0 o
RUSSELL 2000

12/17/2025 Strike @ |Fixed Index Annuities Bank of America

2460.67 464258242 ... |.eooviiiiiiiiiin Exhibit 5 ... |Equity/Index [Merr ................. EYKNGVOZCBBVDOIULBBO  |. 12/18/2024 |. 12/17/2025 |.............. K72 - 78,938 |...vnnne. 2460.67 |.......... (2,284)f.ecninns (L] S (1) () IR S [CL)) — 1,287 | (L) U] O (L (0] 0/0 evveee.

RUSSELL 2000
12/19/2025 Strike @ |Fixed Index Annuities
2337.51 464288243 ...
RUSSELL 2000

12/26/2025 Strike @ |Fixed Index Annuities
2305.47276 464285244 [ ...oooeiiiiiiiiiiiiiiins Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 12/27/2024 |. 12/26/2025 |.............. 85]......... 202,465 |..... 2305472758 |.......... (5,082)f....ccccennnnns (I [ (23] PP R (294)]...vvenen 4,967 [eeeeeeeennes (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 1/2/2026
Strike @ 2336.35 Fixed Index Annuities
464288245 ... [ Exhibit 5 ... [Equity/Index |Goldman Sachs ...... W22LROWP2 IHZNBB6KS28  [. 01/03/2025 |. 01/02/2026 |.............. M. 103,851 (.......... PRET S [V PO (4,147 (I F [V70) IR R (267)]..ccnnnnn 3,880 | (1 (I R (1 0f oo 0/0 ..ocvrnnnns
RUSSELL 2000 1/7/2026
Strike @ 2413.35 Fixed Index Annuities
464288246 ... [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 01/08/2025 |.01/07/2026 |.............. 65]........ 157,833 .......... 2413.35 ... [ [(T:170) [ P [703)) I RO (226))........... 3,871 [ {1 PP [\ A [ PP 0] oo 0/0 ..

Exhibit 5 ... |Equity/Index |Barclays Capital .. AC8XWWI3WIBK2824319 |. 12/20/2024 |. 12/19/2025 |.............. L7 R 97,821 .......... 2337.51 | (4,104)]...cvvieeannns [V R [V FOTRION (PZ11)) TR R 2:11)) R 3,088 | [V FO [V R [V FO 0




STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

9¢'903

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
RUSSELL 2000 1/13/2026
Strike @ 2300.18 Fixed Index Annuities
AB42SS24T .o | Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 01/14/2025 [.01/13/2026 |.............. PV P 46,280 |.......... 230018 [oeeueeeeeeennnn [ () R [ (7)) [ [72)] I— [72:)) [V [V PO (U [V (. 0/0 weviiaees
RUSSELL 2000 1/14/2026
Strike @ 2350.167 Fixed Index Annuities Bank of America
464258248 ... Exhibit 5 ... |Equity/Index [Merr ... EYKN6VOZCBBVDIIULB8O |. 01/14/2025 |. 01/14/2026 |.... 11,516,288 |......... 2350.167 |..
RUSSELL 2000
Strike @ 2415.62 Fixed Index Annuities Bank of America
464288249 ... | Exhibit 5 ... |Equity/Index Merr ................. EYKN6VOZCBBVDIIULBBO |. 01/17/2025 |.01/16/2026 |.............. LN 105,587 .......... 2415.62 |.ceveneanee ()] N (2,754)) s [ I [REL5)) AR IR (156)]......ee 2,598 |oeuneieeinennnn [V [V PO (U [V (. 0/0 weviiaees
RUSSELL 2000 1/16/2026
Strike @ 2400.25 Fixed Index Annuities
464288250 .....niiiiiiin | e Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 01/17/2025 |.01/16/2026 |.............. ST P 83,193 |.......... 2400.25 |..evvvenne Ofiiiiiiinnns () R [} R [ReisL2)) R (394)..eveennn [Ric)) [ [V R [ Of cevvnnnnns 0/0 wivieins
RUSSELL 2000 1/21/2026
Strike @ 2396.6 Fixed Index Annuities
464288251 ..o | Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |.01/22/2025 |.01/21/2026 |.............. L) 107,871 |eeeeeens 2396.6 |eevnnneeaeens ()] N (15725 T [ (7255 [ (2] T 3,597 |oeeeeeeennnnnn [V [V PO (U [V (. 0/0 weviiaees
RUSSELL 2000 1/22/2026
Strike @ 2436.34 Fixed Index Annuities
464288252 ...ovviiiiiis | Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 01/22/2025 |.01/22/2026 |............ 167 |.......... 406,991 |.......... 2436.34 [...ooviiinnns Of...... (1,411 Ofiiiiinnnns [(C7:5)) (SRR R (628)f.......... 10,783 [ [ [V R [ Of cevvnnnnns 0/0 wivieins

RUSSELL 2000 1/23/2026
Strike @ 2445.83465 |Fixed Index Annuities
464288253 ... [ Exhibit 5 ... |Equity/Index |Goldman Sachs ...... W22LROWP2IHZNBB6KS28 | 01/23/2025 |. 01/23/2026 |.............. 590...is 143,840 |...... 2445.83465 |......ccceennnn [V [CIRTX)) R (V) [RIK)) I R [GIK)) — 3,970 [eeeeeeees (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 1/23/2026
Strike @ 2456.6 Fixed Index Annuities
464288254 ... [ Exhibit 5 ... |Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 01/24/2025 |.01/23/2026 |.............. 9l 233,868 ........... 2456.6 |eevveiiinnnns [V PO (9,999).......ccceenn [V F [21:723) ISR PR (884)........... 9115 [ (1 [0 R [V 0f oo 0/0 ..o
RUSSELL 2000 1/29/2026
Strike @ 2391.54 Fixed Index Annuities
464288255 ..

U Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 01/29/2025 |.01/29/2026 |....
RUSSELL 2000 1/28/2026

... (189)[...

Strike @ 2466.01 Fixed Index Annuities

464288256 .....oeeeieees [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 01/29/2025 |.01/28/2026 |.............. 9Bt 230,227 |.......... 2466.01 [....ooonnnenns [V PO (701 ) RO [V F (K1) IR PR (301)].nnnnnn 4,810 | (1 [0 R [V 0f cooeenns 0/0 ..o
RUSSELL 2000 1/30/2026

Strike @ 2417.05 Fixed Index Annuities

464288257 ...ooooiiiies [ Exhibit 5 ... |Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 01/30/2025 |.01/30/2026 |.............. 45 109,372].......... 217.05 ool [V (9,999)....ccceeeenns [V (£ P R (361))-neeen 9,638 [...eeeeeenen (U FO (1 (U FOT 0f oo 0/0 ..o

RUSSELL 2000 1/30/2026
Strike @ 2406.652 Fixed Index Annuities
464288258 ....oooieeeees [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |.01/31/2025 |.01/30/2026 |.............. 1 143,027 ......... 2406.652 |................ [V PO (4,456)..0vvvnnnnnnnnns [V F ((10:)) PP R (305)].....evvnnn 4151 [ (1 [0 R [V 0f oo 0/0 ..o
RUSSELL 2000 1/30/2026
Strike @ 2390.56 Fixed Index Annuities
464288259 ....ceiiiiees [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |.01/31/2025 |.01/30/2026 |.............. 20 51,564 |.......... 2390.56 |..cooeeiiennns [V (RIS . (V) [§72:5)) [ RPN (125))-cces 1,621 [ooeeiiiiinns (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 2/6/2026
Strike @ 2411.79 Fixed Index Annuities
464288260 ......covvvies [ eeiiiii Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 02/07/2025 |.02/06/2026 |.............. 9Bt 224,048 1.......... 81179 | [V PO (6,275)[..0vvvvvnnnnnnns [V F [£1013)) SR R (508)[........... 5,768 |..cccvvnenennnne (1 [0 R [V 0f cooeenns 0/0 ..o
RUSSELL 2000 2/6/2026
Strike @ 2431.07 Fixed Index Annuities
464288261 ..o [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |.02/07/2025 |.02/06/2026 |............ 707 |........ 1,719,204 .......... 2431.07 | [V (42,155)).ccevvviieinens [V (3,284) oo | (3,234).......... 38,921 [, (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 2/9/2026
Strike @ 2415.61 Fixed Index Annuities
464288262 .............. .
RUSSELL 2000 2/13/2026

Strike @ 2406.537207 |Fixed Index Annuities
464288263 .......oooooes [ Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVORAN7OVEWBJPSK1K14 | 02/14/2025 |. 02/13/2026 |.......... 9,774 |...... 23,521,302]..... 2406.537207 |..eevvveeeennnns [V O ()] I [V (60,504)(..cevvvvnns fornnnnne (60,504)......... (60,502)....ccccennnnen (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 2/13/2026
Strike @ 2409.73 Fixed Index Annuities
464288264 .....ooooveees [ Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWBUPSK1K14 . 02/14/2025 |. 02/13/2026 |.............. 621.......... 148,560 |.......... 2409.73 |- [V O ()] IO (1) F [R75) PP R (354).evvvvnnnnnns [(5X)) S [V O (I R (1 0f oo 0/0 ..ocvrnnnns
RUSSELL 2000 2/25/2026
Strike @ 2353.84 Fixed Index Annuities
464288265 ......oooeeees [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 02/26/2025 |. 02/25/2026 |............ 186 |.......... 438,873 |.......... 2353.84 |................ [ [CIRTE)) T [ (2,150) cevveveeens fornnnnnnns (2,150)|........... 7,027 | {1 PP [\ A [ PP 0] oo 0/0 ..

Exhibit 5 ... |Equity/Index |Barclays Capital .. ACZ8XWWI3WIBK2824319 |. 02/10/2025 |.02/09/2026 |.............. [:XJ 200,882(.......... 241561 | [V FO [(5:5X)) PR (V) FO [ECI0)) PN IO (-11)) IS 5,303 [coeeiiiiiinns [V FO [V R [V FO 0
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Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date
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1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
RUSSELL 2000 2/27/2026
Strike @ 2283.55 Fixed Index Annuities
464288266 .......ccevnn | e Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 02/28/2025 |.02/27/2026 |............ 230 |oeeeennnns 525,993 .......... 2283.55 [...ceeiiiinns [ () R (V)] N (7,381)] eneeeeinn Joeeenennns (7,381).......... (7,380)] e eeeeennnnnns [V [V PO (U [V (. 0/0 weviiaees
RUSSELL 2000 2/27/2026
Strike @ 2280.18 Fixed Index Annuities
464258267 ... Exhibit 5 ... |Equity/Index |Morgan Stanley ... 4POUHN3JPFGFNF3BBB53 |. 02/28/2025 |.02/27/2026 |.... v 192,196 ... 2280.18 |.. (3,102 e (3,141)]. 0.

RUSSELL 2000 3

Strike @ 2239.11 Fixed Index Annuities Bank of America

464258268 ..o [ Exhibit 5 ... |Equity/Index [Merr ................. EYKNGVOZCBBVD9IULBBO . 03/05/2025 |. 03/04/2026 |............ 121 | 271,156 |- 223941 [eevriiiinne (1) (U720 PO (o) (3,484)] v ferren (3,484)........... 4193 [ (1) (L] S (1) (L] I [V
RUSSELL 2000 3/6/2026

Strike @ 2217.96 Fixed Index Annuities Bank of America

464258269 .....ovveves [ e Exhibit 5 ... |Equity/Index [Merr ..........c...... EYKNGVOZCBBVDOIULBBO  |. 03/07/2025 |. 03/06/2026 |............. 495 |....... 1,007, 14 221796 [cevvveriiinne (1] [CZIRP4)) (I - (16,877)] v [ (16,877)f..vve 15,248 [.evvveeiinene (1] (L] (1] (L] I [V
RUSSELL 2000 3/12/2026

Strike @ 2150.08 Fixed Index Annuities

484258270 .. [ Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XINI3WIBK2824319 |. 03/12/2025 |.03/12/2026 |............ 220 [ 473,276 |.......... 2150.08 |-vvevrevennns (o) - (16,286)-..veveeeeeene () [QP:X1)) I (12,530).......e. 3,755 |rereenne (1) (L] S (1) (L] I [V
RUSSELL 2000 3/11/2026

Strike @ 2169.89 Fixed Index Annuities

464258271 v [ e Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XINI3WIBK2824319 |.03/12/2025 |.03/11/2026 |........... {2 264,661 .......... 2169.89 [..vvveveiiene (1) (8,051 vveuevenne (1) [C0L2x)) PR S [GOLE)) A 1,952 [orviirieiine (1] (L] (1] (L] I [V
RUSSELL 2000 3/13/2026

Strike @ 2111.52 Fixed Index Annuities Bank of America

484258272 . [ Exhibit 5 ... |Equity/Index [Merr ................. EYKNGVOZCBBVD9IULBBO . 03/13/2025 |. 03/13/2026 |............ 450 ... 949,276 |.......... 211,52 [eevreine () [237)) () (31,978)] oo |oreene (31,978)|........... 2,978 |eeerinene (1) (L] S (1) (L] I [V
RUSSELL 2000 3/13/2026

Strike @ 2158.16 Fixed Index Annuities Bank of America

464258273 .. [ e Exhibit 5 ... |Equity/Index [Merr ..........c...... EYKNGVOZCBBVDOIULBBO . 03/14/2025 |. 03/13/2026 |.......... 9,151 |...... 19,748,761 ... 215816 |- vveerecene (1) R (617,264))..vcnvcvennee (1)l R (498,198)[ ..vcvvves [orrnen (498,198)|......... 119,066 [.vvvveveninnene (1] (L] (1] (L] I [V
RUSSELL 2000 3/18/2026

Strike @ 2167.6 Fixed Index Annuities

464288274 ... RO I
RUSSELL 2000 3/19/2026
Strike @ 2195.76 Fixed Index Annuities JP Morgan & Company
464288275 ...oooeveieees [ Exhibit 5 ... [Equity/Index |.....ccccmeniniiiin. 815DZNZKVSZI INUHU748 . 03/19/2025 |. 03/19/2026 |............ 267 |.......... 585,302).......... 2195.76 |..cuvreeenne [V PO [E10)) O [V R (11,987)[ e [ (11,987)].......... (6,437)[..vvvnnninnnnnns (1 [0 R [V 0f cooeenns 0/0 ..o
RUSSELL 2000 3/20/2026
Strike @ 2166.89 Fixed Index Annuities
464288276 ... | e Exhibit 5 ... |Equity/Index |BNP Paribas ........ KVQRAN7OVEWBUPSK1K14 . 03/21/2025 |. 03/20/2026 |.............. 25 [oieis 54,216 .......... 2166.89 [ (1) FOOR (G FTT (1) P (1,365)] ceeeeennns freeannne (1,365)]....c..... (1,364)].ceeeeeennnen (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 3/20/2026
Strike @ 2177.32 Fixed Index Annuities
464288277 v [ Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWBJPSK1K14  [. 03/21/2025 |. 03/20/2026 |............. 449 |.......... 977,442).......... 277.32 | [V O ()] IO (1) R (23,191)) e | (23,191)f......... (23,190)).cevvvvveeennns (1 [0 R [V 0f oo 0/0 ..o
RUSSELL 2000 3/27/2026
Strike @ 2144.67 Fixed Index Annuities
464258278 ... | e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 03/28/2025 |.03/27/2026 |.............. 74 |.......... 159,177 |-t 2144.67 | (1) P (4,945))..eeiiennne (1) P [8:i573) P T (4,852)...ccnenns L1 U (U FO (1 (U FOT 0f oo 0/0 ..o
RUSSELL 2000 3/27/2026
Strike @ 2195.11 Fixed Index Annuities
464288279 .ooeoiieieees [ Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWBJPSK1K14  [. 03/28/2025 |. 03/27/2026 |............ 263 [..oennnee 578,236 |.......... 2195 11 |, [V O ()] IO (1) R (12,821)[ ceeeeiis [ (12,821)......... [QFR:7i1)) R (1 [0 R [V 0f cooeenns 0/0 ..o
S&P 500 4/2/2025
Strike @ 5655.83 Fixed Index Annuities
T8ABSS272 ... | e Exhibit 5 ... [Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 04/02/2024 |. 04/02/2025 |.......... 3,754 |...... 21,233,965 |.......... 5655.83 |....... (674,960)..........cce (1 (1) T (91,548)] .o | (91,548)....... 1,280,788 [...oeeeennnnnee (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 4/4/2025
Strike @ 5633.92 Fixed Index Annuities
784688273 .......vvvues
S&P 500 4/10/2025
Strike @ 5630.42 Fixed Index Annuities
T8A6SS274 ....eeeees | e Exhibit 5 ... [Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 04/10/2024 |. 04/10/2025 |.......... 4,167 |...... 23,462,748 .......... 5630.42 |....... (679,122)...eevveeennnee (1 0l...... (309,890)] ..vvvveeees |onnen (309,890)...... 1,348,709 |.....coveenene (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 4/11/2025 . o
Strike @ 5627.8 Fixed Index Annuities Bank of Anerica
TBABSS275 .vvvvvveeien [ Exhibit 5 ... [Equity/Index |Merr ................. EYKNBVOZCBBVDOIULBBO | 04/12/2024 |. 04/11/2025 |.......... 2,002 |...... 11,264,908 ........... 5627.8 |....... (399,383)[...ccceeennnnn [0 R [V (162,637)] «vvvveeae |oeneee (162,637)|......... 640,476 |......ccuvvenns (1 (I R (1 0f oo 0/0 ..ocvrnnnns
S&P 500 4/14/2025
Strike @ 5354.475791 |[Fixed Index Annuities
784688276 .......coeeees [ ciiiiiiiiiiiiiiiie, Exhibit 5 ... [Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 04/12/2024 |. 04/14/2025 |........ 17,730 |...... 94,935,498 |..... 5354.475791 |..... (4,932,024).......c00ee [\ A 0]..... (5,078,723)].ceeeeenns | (5,078,723)|...... 6,245,338 |................ {1 PP [\ A [ PP 0] oo 0/0 ..

Exhibit 5 ... [Equity/Index |Nomura .... . 03/18/2025 |.03/18/2026 |....

... 209,974 ...2167.6 |..

... (7,484) ...

3211

Exhibit 5 ... [Equity/Index |Barclays Capital .. ACZ8XWNI3WIBK2824319 |. 04/05/2024 |. 04/04/2025 |.......... 4,617 )...... 26,013,048 .......... 5633.92 |..... (1,006,554).....cceennnes [V R 0...... (252,303)]... (252,303)|...... 1,536,051 |..conninennnn. [V FO [V R [V FO 0
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1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of ltem(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
S&P 500 4/17/2025
Strike @ 5445.25 Fixed Index Annuities
TBABSS2TT .eeeeveeeee | e Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 04/17/2024 |. 04/17/2025 |.......... 3,621 |...... 19,715,290 .......... 5445.25 |....... (832,152)]-vveeeeeeennn [V O 0f...... (799,089)( .eevvneee fonnnns (799,089)|...... 1,230,434 |..ooveeeene [V [V PO (U [V (. 0/0 weviiaees
S&P 500 4/17/2025
Strike @ 5404.18 Fixed Index Annuities
78468$278 ... Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVQRAN7OVENBJPSK1K14  |. 04/19/2024 |. 04/17/2025 |..........3,022 [...... 16,329,973 |.......... 5404.18 |....... (549,786)| (762,005)| ... (762,095)|...... 1,046,399 |. 0.
S&P 500 4/24/2
Strike @ 5404.7 Fixed Index Annuities
TBABSS279 ..eeeeeees | e Exhibit 5 ... |Equity/Index [Goldman Sachs ...... W22LROWP2|HZNBBBK528  |. 04/24/2024 |. 04/24/2025 |.......... 4,29 |...... 23,211,025 |........... 5404.7 |..... (1,058,576)].ccevvenenns [V O 0f.... (1,141,649).....cooeen |nnee (1,141,649)f...... 1,451,540 [ooeeeeeennnnnnn [V [V PO (U [V (. 0/0 weviiaees
S&P 500 4/25/2025 ) .
Strike @ 5509.7 Fixed Index Annuities Bank of America
7846S$280 ......cevvees | eeeeeeeiie s Exhibit 5 ... |Equity/Index Merr ................. EYKN6VOZCBBVDIIULBBO |. 04/26/2024 |. 04/25/2025 |.......... 2,342 1...... 12,905,811 ........... 5509.7 |....... (505,286)]...u0neeeeeennnn [V PR 0f...... (441,027)f cevvnneeens o (441,027)]....e. 769,950 [oueuniiiiinnnnnn [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 5/1/2025
Strike @ 5459.84 Fixed Index Annuities
T8ABSS283 .....ceeevies | Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 05/01/2024 |. 05/01/2025 |.......... 5,463 |...... 29,827,106 |.......... 5459.84 |....... (984,328)]....eeeeeennn [V O 0f.... (1,289,996)] ..ccvvvnnns fennnn (1,289,996)...... 1,799,762 |.oeeeeennnees [V [V PO (U [V (. 0/0 weviiaees
S&P 500 5/2/2025
Strike @ 5463.07 Fixed Index Annuities
TBABSS284 ......cevvnes | Exhibit 5 ... |Equity/Index [Goldman Sachs ...... W22LROWP2|HZNBBBKS528  |. 05/03/2024 |. 05/02/2025 |.......... 1,510 ........ 8,249,891 |.......... 5463.07 |....... (362, 112)].0veveeeeeinnnn [V PR 0f...... (361,615)[ cevveneens fonnnns (361,615)f......... 491,588 [....coovvinnnnnn [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 5/8/2025
Strike @ 5602.55 Fixed Index Annuities
T8ABSS285 ....ceeeevees | Exhibit 5 ... |Equity/Index [Wells Fargo ........ KB1H1DSPRFMYMCUFXTO9  |. 05/08/2024 |. 05/08/2025 |.......... 4,343 |...... 24,332,099|.......... 5602.55 |....... (895,926)]-...eeeeeennnn [V O 0f...... (662,975)[ .evvenene foennes (662,975)|...... 1,321,838 [..ceeeeiiiens [V [V PO (U [V (. 0/0 weviiaees
S&P 500 5/9/2025
Strike @ 5618.56 Fixed Index Annuities
TBABSS286 .......evvees | aeeeeeeeiie e Exhibit 5 ... |Equity/Index [Goldman Sachs ...... W22LROWP2|HZNBBBKS528  |. 05/10/2024 |. 05/09/2025 |.......... 1,165]........ 6,543,712).......... 5618.56 |....... (243,438)]...ccvvnnnnnns [V PR 0f...... (169,525)] ..oevvvnnnn [eunnnns (169,525)|......... 348,344 |..oovnn [ [V R [ Of cevvennnns 0/0 wivieins
S&P 500 5/14/2025
Strike @ 5537.34607 |Fixed Index Annuities
784655287 ... e |- ... |Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVOR4N7OVEINBJPSK1K14  |. 05/14/2024 |. 05/14/2025 |..........5,706 |...... 31,594,546 |...... 5537.34607 |..... (1,514,167)| UV (1,174,369 ...eveeee | (1,174,369)...... 1,772,651 |. 0.
S&P 500 5/15/2025
Strike @ 5714.22 Fixed Index Annuities
TBABSS288 ........eueees | reeeeeiiie s Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 05/15/2024 |. 05/15/2025 |.......... 3,014 |...... 17,224,088 |.......... 5714.22....... (616,294))....0veeennnn [V PR 0f...... ([ T) U I (302,414)|......... 829,965 |...ovvnnnnnns [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 5/16/2025
Strike @ 5741.88 Fixed Index Annuities
T84BSS289 .....ceevvees | Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |.05/17/2024 |.05/16/2025 |.......... 1,267 |........ 7,275,536 |-.cuen... 5741.88 |....... (237,531)]- e [V O 0f...... [RRVR:I:1)) [ (112,881)f......... 339,182 |.eeveeieeeeee [V [V PO (U [V (. 0/0 weviiaees
S&P 500 5/16/2025
Strike @ 5765.9 Fixed Index Annuities
784688290 ......cevvnis | eeeeeeeeri s Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 05/22/2024 |.05/16/2025 |.......... 3,109 |...... 17,924,684(........... 5765.9 |....... (587,645))...uuneeeeennnnn [V PR 0f...... (242,984)] .evvvvnnnn feunnnnn (242,984)........ 810,411 [..ooevvnnennnnns [ [V R [ Of cevvennnns 0/0 wivieins
S&P 500 5/23/2025
Strike @ 5810.78 Fixed Index Annuities
78468291 ..ieeieies | Exhibit 5 ... |Equity/Index BNP Paribas ........ KVQRAN7OVENBJPSK1K14  |. 05/24/2024 |. 05/23/2025 |.......... 1,568 |........ 9,109,269 |.......... 5810.78 |....... (251,357 vveeeeeeeennnn [V O 0f...... (110,493)[ cevveneee fonnees (110,493)|.......... 385,466 |.......ccennnnnn [V [V PO (U [V (. 0/0 weviiaees
S&P 500 5/29/2025
Strike @ 5775.82 Fixed Index Annuities
784688292 ....oiiiiiinn | e Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 05/29/2024 |. 05/29/2025 |.......... 2,287 |euuenn 12,919,758 |.......... 5775.82|....... (371,082)).cvvveeeeennnnn [V PR 0f...... [ORIRCK')) U R (201,939)........ SY(VN-TA N R [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 5/30/2025 ) .
Strike @ 5744.47 Fixed Index Annuities Bank of America
7846S$293 ... | Exhibit 5 ... |Equity/Index Merr ................. EYKN6VOZCBBVDIIULBBO |. 05/31/2024 |. 05/30/2025 |.......... 1,594 |........ 9,155,536 |.......... 5744 .47 |....... (243,984)]..ccvveeens [V O 0f...... (171,302)[ cevveneeee foenes (171,302)f......... 419,936 |.eevenneeeeee [V [V PO (U [V (. 0/0 weviiaees
S&P 500 6/5/2025
Strike @ 5769.31 Fixed Index Annuities
784688294 .............. Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVQRAN7OVEIBJPSK1K14  |. 06/05/2024 |. 06/05/2025 |.......... 2,451 |...... 14,137,694 |.......... 5769.31|....... (499,363)]....cvvunnnns [V PR 0f...... (256,592)] ... (256,592)......... 628,473 [ [ [V PR [ 0
S&P 500 6/6/2025
Strike @ 5820.47 Fixed Index Annuities
T846SS295 ....coeeeviee | Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 06/07/2024 |. 06/06/2025 |.......... 1,409 |........ 8,199,995 |.......... 5820.47 |....... (258,786)[.....ccvvnunnnns [V O 0f...... (116,308)] ...cevvvnnn |ornnnnn (116,308)......... 341,355 |.eeeiieeeeee [V [V PO (U [V (. 0/0 weviiaees
S&P 500 6/12/2025
Strike @ 5828.44 Fixed Index Annuities
78468296 ......cevvuns | neeeeeeii s Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 06/12/2024 |. 06/12/2025 |.......... 1,987 |...... 11,582,101 ).......... 5828.44 |....... (254,340)]...ccvvnnnnn [V PO 0f...... (171,429)( cevveneees [ (171,429)|......... 477,448 | [ R [V PR [ R Of cevvennnns 0/0 wivieins
S&P 500 6/13/2025
Strike @ 5733.922856 |Fixed Index Annuities
784688297 ..iiiiiiniins | Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 06/14/2024 |. 06/13/2025 |.......... 5,120 ]...... 29,358,373 ]..... 5733.922856 |..... (1,359,599).ccvuneeecann [ T 0f...... (680,135)] cevvennenee foaeees (680, 135)]...... 1,346,305 |...coieennnnnns [ [ I [ O covvnnnnns 0/0 tevviianes
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Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date
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1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
S&P 500 6/13/2025
Strike @ 5933.23 Fixed Index Annuities
T8ABSS298 ....eeeeeeies | Exhibit 5 ... |Equity/Index BNP Paribas ........ KVQRAN7OVENBJPSK1K14  |. 06/14/2024 |. 06/13/2025 |.......... 1,636 |....... 9,707,120 |.......... 5933.23 |....... (277, 754)- e [V O [V [XI£(Y)) [ (83,730)f......... 337,891 [ [V [V PO (U [V (. 0/0 weviiaees
S&P 500 6/20/2025
Strike @ 5989.63 Fixed Index Annuities Bank of America
78468$299 ... Exhibit 5 ... |Equity/Index [Merr ... EYKN6VOZCBBVDIIULB8O |. 06/20/2024 |. 06/20/2025 |..........2,420 |...... 14,495,324 1.......... 5989.63 |....... (422,931)] ...(97,445)| ... ....(97,445)|.........455,504 |. 0.

S&P 500 6/20/2

Strike @ 5957.93 Fixed Index Annuities Bank of America

784688300 .......evveees [ e Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO . 06/21/2024 |. 06/20/2025 |............. 929 |........ 5,537, 121.......... 5957.93 |....... (170,354). ... (1 (1) T [0 P R (45,000)f......... 185,364 |.....occnnnvnen (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 6/25/2025

Strike @ 5939.4 Fixed Index Annuities

784658301 ...vvvvviiiinn [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 06/26/2024 |.06/25/2025 |.......... 2,744 |...... 16,296,061 |........... 5939.4|....... (537,687)...cccccennnnnns [0 R 0...... (160, 177)[ oo [ (160,177)|......... 565,082 [.......cevveenns (1 [0 R [V 0f cooeenns 0/0 ..o
S&P 500 7/3/2025

Strike @ 5923.82 Fixed Index Annuities

784688304 ......evveeees [ e Exhibit 5 ... |[Equity/Index |BNP Paribas ........ KVQRAN7OVEWBJPSK1K14  [. 07/03/2024 |. 07/03/2025 |.......... 3,101 |...... 18,371,721 |.......... 5923.82 ....... (694,419)......oeeennnnne (1 0]...... (224,815)] ..eeeeeenn fereenns (224,815)......... 664,19 |......cceveeenes (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 7/10/2025

Strike @ 6044.51 Fixed Index Annuities

784658305 ....vvvvviiinn [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |.07/10/2024 |.07/10/2025 |.......... 3,635 |...... 21,969,739 .......... 6044.51|....... (778,881 [0 R 0...... (150,99)] ..vvvveeeen |onene (150,996).......... 637,508 |......ccvveennn (1 [0 R [V 0f cooeenns 0/0 ..o
S&P 500 7/11/2025

Strike @ 6061.69 Fixed Index Annuities Bank of America

784688306 ........eveees [ eeriiiieie e Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO . 07/12/2024 |. 07/11/2025 |.......... 1,007 |........ 6,105,213 |.......... 6061.69 |....... (221,288 (1 (1) T (38,914)] e | (38,914)......... 172,205 [..oveeenee (U FO (1 (U FOT 0f oo 0/0 ..o

S&P 500 7/14/2025
Strike @ 5928.742684 |[Fixed Index Annuities

784658307 ..vvvvvvevinn [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |.07/12/2024 |.07/14/2025 |.......... 5,014 |...... 29,723,870|..... 5028.742684 |..... (1,360,475)......cccnnneee [0 R 0...... (394,950)] ..eeveenn fornenns (394,950)|....... 1,069,295 |...oeeeeennnes (1 [0 R [V 0f oo 0/0 ..o
S&P 500 7/17/2025

Strike @ 6126.67 Fixed Index Annuities Bank of America

784658308 ... Exhibit 5 ... |Equity/Index |Merr ... EYKN6V0ZCBBVDIIULBBO . 07/17/2024 |. 07/17/2025 |.... 14,737,705 |.......... 6126.67 |....... (447,134) (71,075)[ ... ... (71,075)|.........361,846 |. 0.

S&P 500 7/18/2025

Strike @ 6149.14 Fixed Index Annuities Bank of Anerica

784658309 ....evvvvviinn [ Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO . 07/19/2024 |. 07/18/2025 |.......... 1,45 )........ 8,702,509 |.......... 6149.14|....... (196,464).....ovveeennnn [0 R (1) R (38,024) e | (38,024)f......... 203,453 |..uvvieennne (1 [0 R [V 0f cooeenns 0/0 ..o
S&P 500 7/24/2025

Strike @ 6043.32 Fixed Index Annuities

784688310 ... [ e Exhibit 5 ... |Equity/Index |BNP Paribas ........ KVQRAN7OVEWBUPSK1K14  [. 07/24/2024 |. 07/24/2025 |.......... 1,734 ...... 10,482,018 .......... 6043.32 |....... (277,430)]. . (1 (1) T (LR IR15)) R (93,496))......... 315,505 |...eeveieeennne (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 7/25/2025

Strike @ 5929.76 Fixed Index Annuities

784658311 v [ Exhibit 5 ... [Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 07/26/2024 |.07/25/2025 |.......... 1,752 |...... 10,388,643 |.......... 5929.76 |....... (356,216)]......0ccennnen [0 R 0...... (161,242)] e | (161,242)|......... 375,605 |.......cevveeenn (1 [0 R [V 0f oo 0/0 ..o
S&P 500 7/31/2025

Strike @ 5969.7 Fixed Index Annuities Bank of America

784688312 ... [ e Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO . 07/31/2024 |. 07/31/2025 |.......... 2,422 |...... 14,458,972 ........... 5969.7 |....... (550,704)]....cvveeennnee (1 0l...... (198,901)] cvvvveeees | (198,901)f......... 493,058 |......oeeennnnne (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 8/1/2025

Strike @ 5995.76 Fixed Index Annuities

784658314 .oevevvviiien [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |.08/02/2024 |.08/01/2025 |............ 654 |........ 3,923,865|.......... 5995.76 |......... (92,106)f...vvvvvvvnnnnns [0 R (1) R (48,8%5)(.evvrreens | (48,8%5)......... 129,353 | (1 [0 R [V 0f cooeenns 0/0 ..o
S&P 500 8/7/2025

Strike @ 5711.02 Fixed Index Annuities

784688315 .....eeiieeees [ e Exhibit 5 ... [Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 08/07/2024 |.08/07/2025 |.......... 2,560 |...... 14,620,211 |.......... 5711.02 |....... (522,684)].....coveennnee (1 0]...... (546,635)] ...ceeeenn feueanns (546,635).......... 671,338 [coeeeiiiianns (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 8/14/2025

Strike @ 5792.39 Fixed Index Annuities

784688316 .............. Exhibit 5 ... [Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 08/14/2024 |.08/14/2025 |.......... 3,39 |...... 19,282,924.......... 5792.39 |....... (888,983)..........ceee [0 R 0...... (587,584)] ... (587,584)|........ 821,616 [...eeeeeennnes (1 [0 R [V 0

S&P 500 8/14/2025

Strike @ 5750.34 Fixed Index Annuities

T8A6SS317 e [ e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 08/14/2024 |.08/14/2025 |.......... 5,955 |...... 34,243,735 |.......... 5750.34 |..... (1,636,329)...cccccnnnnns (1 0].... (1,182,39%5)( ... fenes (1,182,3%)|...... 1,508,729 |- (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 8/15/2025

Strike @ 5968.74 Fixed Index Annuities

784658318 ...evvvvviiinn [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 08/16/2024 |.08/15/2025 |.......... 2,257 |...... 13,473,237 |.......... 5068.74 |....... (488,457)....evveeennn [0 R 0...... (218,102)] ..vvvveeeen |oneee (218,102)f......... 466,215 [....ooonnnenns (1 (I R (1 0f oo 0/0 ..ocvrnnnns
S&P 500 8/21/2025

Strike @ 6070.6 Fixed Index Annuities Bank of America

784688319 L. [ Exhibit 5 ... [Equity/Index [Merr ................. EYKN6V0ZCBBVDIIULBBO |. 08/21/2024 |. 08/21/2025 |.......... 1,996 )...... 12,118,982)........... 6070.6....... (406,195).....vveeenn. 0f i 0]....... (133,004)] ..ovvveeee | (133,004)......... 358,626 |............ O, 0f i, O, 0f oo 0/0 toonnee
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1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
S&P 500 8/22/2025
Strike @ 6039.01 Fixed Index Annuities
784688320 ....ceeevnees | Exhibit 5 ... |Equity/Index BNP Paribas ........ KVQRAN7OVENBJPSK1K14  |. 08/23/2024 |. 08/22/2025 |............ 728 |........ 4,393,803 |.......... 6039.01 |....... (155,853)]-vueeeeeeennn [V O [V (57,548)] .ccvvvnnnn fernns (57,548)......... 137,994 | [V [V PO (U [V (. 0/0 weviiaees
S&P 500 8/28/2025
Strike @ 6096.69 Fixed Index Annuities
78468$321 ... Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 08/28/2024 |. 08/28/2025 |.... 18,375,119 .......... 6096.69 |....... (526,959) (196,325)] ... (196,325)|.........524,047 |. 0.

S&P 500 8/29/2!
Strike @ 6081.39 Fixed Index Annuities
784688322 ....oeeeeeeees [ e Exhibit 5 ... |Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 08/30/2024 |. 08/29/2025 |............ 972 ... 5,909,530 |.......... 6081.39 |....... (143,050)].....oveeennnee (1 [ R (TR I0]:)) P (69,108),......... 173,891 [ (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 9/4/2025 . o
Strike @ 6029.66 Fixed Index Annuities Bank of Anerica
784658323 ...ovvviiiiien [ Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO  [. 09/04/2024 |. 09/04/2025 |.......... 1,850 |...... 11,156,258 |.......... 6029.66 |....... (300,407)f....vvvvvrvnnns [0 R [V (168, 147)[ .ooeeennaas [ (168, 147)|......... 357,387 [ceoeeiiiiianns (1 [0 R [V 0f cooeenns 0/0 ..o
S&P 500 9/5/2025
Strike @ 6003.1 Fixed Index Annuities
784688324 ... | e Exhibit 5 ... [Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 09/06/2024 |. 09/05/2025 |.......... 1,579 |........ 9,481,536 |........... 6003.1|....... (280,694)].....cvveennnee (1 0]...... (162,249)] ..oeveeenis feuennns (162,249)......... 316,615 [o.oceeeiiieens (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 9/11/2025
Strike @ 5925.92 Fixed Index Annuities
784658325 ....eevvviiiee [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 09/11/2024 |.09/11/2025 |.......... 2,460 |...... 14,575,087 |.......... 5026.92 |....... (555,635)[......cceeennnnn [0 R [V (342,546)] ..eeeeenns fonnnnn (342,546)......... 536,698 |......ccvveennn (1 [0 R [V 0f cooeenns 0/0 ..o
S&P 500 9/12/2025
Strike @ 6068.02 Fixed Index Annuities
784688326 ......eeveeees [ e Exhibit 5 ... |Equity/Index |BNP Paribas ........ KVQRAN7OVEWBUPSK1K14  [. 09/13/2024 |. 09/12/2025 |.......... 1,437 ....... 8,719,017|.......... 6068.02 |....... (295,983)....ccceeuenns (1 0l...... [QPZNK)) R R (124,063)|......... 266,39 |- (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 9/12/2025
Strike @ 5915.2 Fixed Index Annuities
784658327 v [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 09/13/2024 |.09/12/2025 |.......... 7.8511...... 46,440,088 |........... 5915.2..... (2,231,566))......ccceennnn [0 R 0f.... (1,146,881)( .ceevvveees oo (1,146,881)|...... 1,734,499 | (1 [0 R [V 0f oo 0/0 ..o
S&P 500 9/18/2025
Strike @ 6071.14 Fixed Index Annuities
784658$329 ...
S&P 500 9/19/2025

Strike @ 6155.22 Fixed Index Annuities
784658330 ...ovvvvvviinn [ Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWBJPSK1K14  [. 09/20/2024 |. 09/19/2025 |............ ... 4,745, 121].......... 6155.22....... (151,314)).cceeeeeens [0 R [V O (50,328)[ -vvvvveees |oeennns (50,328)......... 126,560 |...eeeeeennnns (1 [0 R [V 0f cooeenns 0/0 ..o
S&P 500 9/25/2025 . o
Strike @ 6187.59 Fixed Index Annuities Bank of America
784688331 ... [ e Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO . 09/25/2024 |. 09/25/2025 |.......... 2,211 ...... 13,682,742|.......... 6187.59 |....... (362,946)]......0veennnnne (1 0]...... (132,179)] e | (182,179)|......... 345,828 | (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 9/26/2025
Strike @ 6191.89 Fixed Index Annuities
784658332 .oevvvviiiien [ Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWBJPSK1K14  [. 09/27/2024 |. 09/26/2025 |.......... 1,309 |....... 8,103,884 [.......... 6191.89 |....... (270,387)|-ceveeeeeeennns [0 R [V O (79,228)[ «eeevvveens | (79,228)......... 204,883 [......cunnenns (1 [0 R [V 0f oo 0/0 ..o
S&P 500 10/2/2025
Strike @ 6184.06 Fixed Index Annuities
784688333 ....oeeeeeeies [ e Exhibit 5 ... [Equity/Index |Goldman Sachs ...... W22LROWP2 IHZNBB6KS28 [ 10/02/2024 |. 10/02/2025 |.......... 1,846 |...... 11,414,167 |.......... 6184.06 |....... (357,081)]. .. (1 0l...... (119,986)] ..vvvveeees |oneen (119,986)......... 292,804 |- (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 10/3/2025
Strike @ 6207.39 Fixed Index Annuities
784658334 .ooviviiiieen [ Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWBJPSK1K14  [. 10/04/2024 |. 10/03/2025 |.......... 1,061 ........ 6,523,781 [.......... 6207.39 |....... (220, 15)).ceeeeeeeees [0 R [V O [(CRINe:1:)) DR (63,988)f......... 162,435 |....evveeene (1 [0 R [V 0f cooeenns 0/0 ..o
S&P 500 10/9/2025
Strike @ 6140.78 Fixed Index Annuities
784688335 ....eeeeeeees [ e Exhibit 5 ... |Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 10/09/2024 |. 10/09/2025 |.......... 1,033 ........ 6,346,128 |.......... 6140.78 |....... (265,283)]....cvveeennnee (1 (1) T (85,461)[..cceeunnns fereanne (85,461)f......... 178,625 [..oeeeeennnes (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 10/10/2025
Strike @ 6253.45 Fixed Index Annuities
784688336 ..............
S&P 500 10/14/2025

Strike @ 6173.352 Fixed Index Annuities
784688337 ... [ e Exhibit 5 ... [Equity/Index |Goldman Sachs ...... W22LROWP2 IHZNBB6KS28 [ 10/14/2024 |. 10/14/2025 |.......... 3,943 |...... 24,343,749|......... 6173.352|..... (1,305,575)[...cceeecnenns (1 0l...... (298,592)] +vevveeenn founnns (298,592)|........ 650,160 |........c.nnee (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 10/16/2025
Strike @ 6283.64 Fixed Index Annuities
784658338 ....vvvvviiien [ Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWBJPSK1K14  [. 10/16/2024 |. 10/16/2025 |.......... 2,076 |...... 13,046,408 |.......... 6283.64 |....... (482,541).cccveiiennnns [0 R [V (105,507)] «vvvveeeen |oenenne (105,507)f.......... 288,232 |..cuiiiiennnn (1 (I R (1 0f oo 0/0 ..ocvrnnnns
S&P 500 10/17/2025
Strike @ 6384.03 Fixed Index Annuities
784688340 .......oeeeees [iiiiiiiiiiiiiiee, Exhibit 5 ... [Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 10/21/2024 |. 10/17/2025 |.......... 1,439]........ 9,187,449|.......... 6384.03|....... (225,540)............... [\ A [ PR (48,005)[..ccceunns fornnnnnne (48,005)].......... 161,952 [..ooeeennnneees {1 PP [\ A [ PP 0] oo 0/0 ..

Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWBJPSK1K14 (. 09/18/2024 |. 09/18/2025 |....

o

13,183,663 .......... 6071.14 |....... (468,247))...cccuvvveecns O e 0 |, (195,211))... (196,211)|.........408,377 |.

Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWBJPSK1K14  [. 10/11/2024 |. 10/10/2025 |.......... 1,473 )........ 9,213,988 .......... 6253.45 |....... (333,494)...cceeennnnes [V R (V) FO (79,752)] ... (79,782)f......... 213,127 [evveeiiiiis [V FO [V R [V FO 0
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Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date
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1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of ltem(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
S&P 500 10/23/2025
Strike @ 6342.74 Fixed Index Annuities
T8ABSS34T ...iiiiiies | Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 10/23/2024 |. 10/23/2025 |.......... 1,929 |...... 12,237,936 |.......... 6342.74 |....... (316, 19)[....ceevrnennnns [V O [V (81,808)]..ccvvvvnnn Jornnnnnn (81,808)|......... 241,820 [ceeueeeeennnnnn [V [V PO (U [V (. 0/0 weviiaees
S&P 500 10/24/2025
Strike @ 6333.12 Fixed Index Annuities
784688342 ... Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVQRAN7OVENBJPSK1K14 | 10/25/2024 |. 10/24/2025 |.......... 1,442 [........ 9,131,789 .......... 6333.12....... (276,630)] ...(65,365)] ... ....(65,365)|.........186,423 |. 0.
S&P 500 10/30/.
Strike @ 6276.11 Fixed Index Annuities
TBABSS3A3 ... | Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 10/30/2024 |. 10/30/2025 |.......... 2,118 {...... 13,294,433 ].......... 6276.11|....... (489,678).....ccvvnennnns [V O 0f...... (126,948)( ..ovennene fonnnens (126,948)|......... 307,001 [-oeeeeeeenes [V [V PO (U [V (. 0/0 weviiaees
S&P 500 10/31/2025
Strike @ 6169.9 Fixed Index Annuities
TBABSS344 ... | Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 11/01/2024 |. 10/31/2025 |............ 707 |........ 4,359,836 |........... 6169.9 |....... (128, 111 [V PR (U R (64,138).eeeneenns oo (64,138)f......... 121,213 [ [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 11/7/2025
Strike @ 6263.22 Fixed Index Annuities
T8ABSS345 ....coieeeieis | Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVORAN7OVENBJPSK1K14  |. 11/07/2024 |. 11/07/2025 |.......... 2,948 |...... 18,463,973 |.......... 6263.22 |....... (892,301)]-vvue e [V O 0f...... (202,382)] ..ccvvvnnns funnnnn (202,382)|......... 447,491 oo [V [V PO (U [V (. 0/0 weviiaees
S&P 500 11/7/2025
Strike @ 6419.88 Fixed Index Annuities
TBABSS346 ......cevvnis | e Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 11/08/2024 |. 11/07/2025 |............ 350 |........ 2,246,765 |.......... 6419.88 |........ (86,051)].....cceennnnnn [V PR (U R Q7)) I R (12,829)f.......... 39,407 |ovevveniiienns [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 11/13/2025
Strike @ 6450.2 Fixed Index Annuities
TBABSS3AT ..eeeeees | e Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 | 11/13/2024 |. 11/13/2025 |.......... 1,054 |....... 6,801,671 ].ccc....... 6450.2 |....... (247,942)]..ccvveen [V O [V (36,336)] .ccvvvnnnnn fornnannn (36,336)f......... 13,970 [ [V [V PO (U [V (. 0/0 weviiaees
S&P 500 11/14/2025 ) .
Strike @ 6472.02869  [Fixed Index Annuities Bank of America
TBABSS3AB .....eeevvies | Exhibit 5 ... |Equity/Index Merr ................. EYKN6VOZCBBVDOIULBBO |. 11/14/2024 |. 11/14/2025 |........ 17,018 |..... 110,144,156 |...... 6472.02869 |..... (3,027,249)..c0uvneeennnnn [V PR 0f...... (553,310)] -oevvvvnnnn feunnnns (5583,310))...... 1,734,483 [c.oeeiiiinnnnn [ [V R [ Of cevvennnns 0/0 wivieins
S&P 500 11/14/2025
Strike @ 6456.06 Fixed Index Annuities
784658349 ... Exhibit 5 ... |Equity/Index BNP Paribas ........ KVORAN7OVENBJPSK1K14  |. 11/15/2024 |. 11/14/2025 |.......... 1,154 [........ 7,449,260 |.......... 6456.06 |....... (201,807)| ...(39,416)] ... ....(39,416)|.........123,468 |. 0.
S&P 500 11/20/2025
Strike @ 6342.9 Fixed Index Annuities
784688351 ...oiviiiiins | e Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVQRAN7OVENBJPSK1K14  |. 11/20/2024 |. 11/20/2025 |.......... 1,621 ]...... 10,282,665(........... 6342.91....... (381,630)[.....ccvvvnnnnns [V PR (U R (91,958)] .evvvvnnn [ (91,988)f......... 221,463 |..eovennn [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 11/21/2025
Strike @ 6382.24 Fixed Index Annuities
T8ABSS352 ....ceeeeeeee | Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 11/22/2024 |. 11/21/2025 |............ 817 |........ 5,212,248 |.......... 6382.24 |....... (202,700 eeevenennns [V O [V (39,874)] .cevvvnnn fernnns (39,874)......... 103,564 [...ccevvnnnnnnns [V [V PO (U [V (. 0/0 weviiaees
S&P 500 11/26/2025
Strike @ 6466.56 Fixed Index Annuities
7846S$353 ....viiiiiinn | e Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 | 11/27/2024 |. 11/26/2025 |.......... 1,409 |........ 9,110,348 .......... 6466.56 |....... (314,470))..0vveeeeennnnn [V PR Of....... (51,667)[.eenneeeens oo (51,667)......... 163,002 [.oevvviinnnnnns [ [V R [ Of cevvennnns 0/0 wivieins
S&P 500 12/3/2025
Strike @ 6506.74 Fixed Index Annuities
T84BSS354 ....eieeeeees | Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 12/04/2024 |. 12/03/2025 |.......... 1,927 |...... 12,538,033 |.......... 6506.74 |....... (CYANE]D [V O [V (63,487 .cevneeees e (63,487)......... 194,849 |...eieiennnnnn [V [V PO (U [V (. 0/0 weviiaees
S&P 500 12/5/2025
Strike @ 6540.1 Fixed Index Annuities
784688355 ....iiiiiiinn | e Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVQRAN7OVEIBJPSK1K14 |. 12/06/2024 |. 12/05/2025 |............ 691 [........ 4,519,405 )........... 6540.1....... (160,989)......ccvvunnnns [V PR Of....... (20,787 veeneeeecs oo (20,787)]..ccevnen 66,120 [ceevviinnnnns [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 12/10/2025
Strike @ 6583.61 Fixed Index Annuities
TBABSS356 ...oeeeevrnes | e Exhibit 5 ... |Equity/Index [Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 12/11/2024 |. 12/10/2025 |.......... 1,709 |...... 11,252,311 .......... 6583.61 |....... (373,293)].cccvveenns [V O [V [GETP5)) I R (45,205)......... 150,121 [ [V [V PO (U [V (. 0/0 weviiaees
S&P 500 12/12/2025
Strike @ 6539.35 Fixed Index Annuities
784688357 .......cevunn Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 12/13/2024 |. 12/12/2025 |............ 887 |....... 5,800,730 .......... 6539.35 |....... (199,019))..eevvecennnn [V PR (U R (28,547)| ... (28,547).......... 86,885 [......evvvnnnnnn [ [V PR [ 0
S&P 500 12/12/2025
Strike @ 6513.7 Fixed Index Annuities
T8ABSS358 ....eeeeeries | Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 12/13/2024 |. 12/12/2025 |......... 27,040 |..... 176,131,230 |t 6513.7 |..... (6,385,502)[...cccenrennnns [V O 0f...... (960,627)( .evvvneeee foannns (960,627)|...... 2,798,739 |oeeveeeeene [V [V PO (U [V (. 0/0 weviiaees
S&P 500 12/12/2025
Strike @ 7573.54 Fixed Index Annuities
784688359 .....oiiiiiinn | Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3WIBK2824319 |. 12/13/2024 |. 12/12/2025 |.......... 2,507 |...... 18,983,078 |.......... 7573.54 | (36,891)f...uvvvnnnnnnns [V PO Ofeinnns (3,201)] ceveeeens o (3,201)).cvveennns 12,474 [oeeiiiiinnnnns [ R [V PR [ R Of cevvennnns 0/0 wivieins
S&P 500 12/17/2025 ) .
Strike @ 6535.88 Fixed Index Annuities Bank of America
784688360 ....eevviuians |eiiiiiiiiiiiis Exhibit 5 ... |Equity/Index [Merr ................. EYKN6VOZCBBVDIIULBBO |. 12/18/2024 |. 12/17/2025 |.......... 1,432........ 9,360,361 {.......... 6535.88 |....... (307,912)]. e [ T [0l [CCIATS)) IO AN (49,716)f......... 142,001 f..ooeeiinnnnnnns [ [ I [ O covvnnnnns 0/0 tevviianes
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1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
S&P 500 12/19/2025
Strike @ 6320.95 Fixed Index Annuities
784688361 ..eeeeeiieeee | Exhibit 5 ... |Equity/Index [Barclays Capital .. AC28XWWI3W|BK2824319 |. 12/20/2024 |. 12/19/2025 |............ 792 | 5,009,037 |.......... 6320.95 |....... (228,249)]...ccevveens [V O [V (60,324)] .ccvvnnnns fernnns (60,324)......... 118,823 [.oeeeeiiies [V [V PO (U [V (. 0/0 weviiaees

S&P 500 12/26/2025
Strike @ 6434.10665 |[Fixed Index Annuities

784658362 ... Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 12/27/2024 |. 12/26/2025 |.... 12,731,682|...... 6434.10665 |....... (429,969) (106,045)] ... (106,045)(...........250,395 |. 0.

S&P 500 1/2/20:

Strike @ 6362.64 Fixed Index Annuities

784688364 .......oveeees | e Exhibit 5 ... |Equity/Index |Goldman Sachs ...... W22LROWP2 IHZNBB6KS28  [. 01/03/2025 |. 01/02/2026 |.......... 1,788 |...... 11,377,482|.......... 6362.64 |......oeeenenne 0]...... (412,656)......c0vennne 0]...... (129, 171)] e | (129,171)]......... 283,485 | (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 1/7/2026

Strike @ 6428.45 Fixed Index Annuities

784658365 .....evvvvvinn [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |.01/08/2025 |.01/07/2026 |............ 641 |........ 4,121,344 .......... 6428.45 |.....oveeenn. 0...... (131,601)[...cceeennnnns (1) R (37,913) e | (37,913).......... 93,688 |.......coennnnn (1 [0 R [V 0f cooeenns 0/0 ..o
S&P 500 1/13/2026

Strike @ 6279.63 Fixed Index Annuities

784688366 ........eeeees [ eernriiiiieiiee Exhibit 5 ... |Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |.01/14/2025 |.01/13/2026 |............ 917 |........ 5,757,730 |.......... 6279.63 |....evveeennne (1) P (9,999))...evveeennne (1) T (92,555)] .vveeeeeenn e (92,555)......... (82,556).....ceveeennnne (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 1/14/2026

Strike @ 6332.164 Fixed Index Annuities Bank of Anerica

784658367 ..vvvveveninn [ Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO (. 01/14/2025 |. 01/14/2026 |......... 44,200 |..... 279,881,712......... 6332.164 ... 0].... (9,671, 713)]. v 0].... (3,802,218)] ..eeeeenns [ (3,802,218)|...... 5,869,495 [........connnne (1 [0 R [V 0f cooeenns 0/0 ..o
S&P 500 1/16/2026

Strike @ 6387.45 Fixed Index Annuities Bank of America

784688368 ........oeeees [ e Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO  [. 01/17/2025 |.01/16/2026 |.......... 1,929 ...... 12,322,413 .......... 6387.45 |.....eveenee 0]...... (500,964))-.....0vveennnnn 0l...... (142,508)] ..evvveeees |oneen (142,508)......... 358,456 |......oveennnne (U FO (1 (U FOT 0f oo 0/0 ..o

S&P 500 1/16/2026
Strike @ 6471.5955 Fixed Index Annuities
784688369 .....eevveeees [ e Exhibit 5 ... |Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |.01/17/2025 [.01/16/2026 |.......... 1,986 |...... 12,853,236 |....... 6471.5955 |......ovveennn [V F (9,999))...cvviieennne 0f...... [QRIUNOZX)) RO (110,043)f........ (100,044).....cvveeennnne (1 (L) S (1] O (L) (R 0/0 weveviiene
S&P 500 1/21/2026
Strike @ 6502.72 Fixed Index Annuities
784688370 ...
S&P 500 1/22/2026

Strike @ 6608.4 Fixed Index Annuities
TBA6SS37T eeiiieeee [ oo Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 01/22/2025 |.01/22/2026 |.......... 1,671 ...... 11,041,711 ... 6608.4 |....coveinnnns 0...... [REZKR)) I (1] R (59,096)( «vvveevren |ouveane (59,096)......... 273,338 | (1] O (L) S (1] O (L) (R 0/0 weveviiene
S&P 500 1/23/2026
Strike @ 6665.7227 Fixed Index Annuities
T8A6SS3T2 ... | e Exhibit 5 ... |Equity/Index |Goldman Sachs ...... W22LROWP2 IHZNBB6KS28  [. 01/23/2025 |. 01/23/2026 |.......... 1,038 |........ 6,919,153....... 6665.7227 [...eeeeennnnnen 0]...... (196,637))-....cvveeennnne (1) T [RIUR3L:)) D T (30,418)f......... 166,219 |..oeeeveeenees [\ PP (1] PP [\ PR Of coveenns 0/0 wevevieene
S&P 500 1/23/2026
Strike @ 6580.94 Fixed Index Annuities
TBABSS3T4 .eeeees | e Exhibit 5 ... |Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 01/24/2025 |.01/23/2026 |.......... 3,715 |...... 24,444,967 |.......... 6580.94 |.....ovveennnne [V F (9,999))...cvviieennne 0f...... (147,869) ..evveeees |oeneee (147,869)f........ (137,870)....ceeeennnnne (1 (L) S (1] O (L) (R 0/0 weveviiene
S&P 500 1/23/2026
Strike @ 6545.36 Fixed Index Annuities
784688375 ... [ e Exhibit 5 ... |Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 01/24/2025 |.01/23/2026 |............ 404 ........ 2,643,933 (.......... 6545.36 |.....ooveennnnne (1) T (92,963))-....cevveennnne [ R (G141 P N (18,216)|.......... TATAT | [\ PP (1] PP [\ PR Of coveenns 0/0 wevevieene
S&P 500 1/29/2026
Strike @ 6506.15 Fixed Index Annuities
TBABSS3T6 .oeeeeeee [ e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 01/29/2025 |.01/29/2026 |.......... 2,568 |...... 16,710,3% |.......... 6506.15 [......ceeunneen 0...... (571,824).....cvvveennne 0f...... (IR :7)) IR R (138,882)f......... 432,942 [ (1] O (L) S (1] O (L) (R 0/0 weveviiene
S&P 500 1/28/2026
Strike @ 6591.71 Fixed Index Annuities
T8ABSS3TT .ceees | e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 01/29/2025 |.01/28/2026 |.......... 1,391 |....... 9,166,630 |.......... 659171 [coeeiiiiiens 0]...... (259,937)]...ceveeeennes (1) T [(TRL:70) P R (55, 187)f......... 204,750 [ [\ PP (1] PP [\ PR Of coveenns 0/0 wevevieene
S&P 500 1/30/2026
Strike @ 6561.76 Fixed Index Annuities
784688378 ..............
S&P 500 1/30/2026

Strike @ 6521.96 Fixed Index Annuities
784688379 ... [ e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |.01/31/2025 |.01/30/2026 |.......... 1,723 ...... 11,236,489 |.......... 6521.96 |-...evvneennnne 0]...... (375,593)]...ccveeennnen [ R [CEN-IRD) P N (89,611)......... 285,982 |.uvveeiieenne [\ PP (1] PP [\ PR Of coveenns 0/0 wevevieene
S&P 500 1/30/2026
Strike @ 6523.06 Fixed Index Annuities
784688380 ....ueveveee [ e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3NIBK2824319 |.01/31/2025 |.01/30/2026 |............ 740 |....... 4,828,108 |.......... 6523.06 |...vvveuneenne 0...... (167, 13)[..oeeeeennne [\ R [RITEX)) AU RO (38,383)........ 128,760 |..evveennnne (1] O (L] S (1] P (1) [ 0/0 weviviiene
S&P 500 2/4/2026
Strike @ 6502.84 Fixed Index Annuities
784688381 .....cceeeees [ieiiiiiiiiiiee, Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWBJPSK1K14 . 02/05/2025 |. 02/04/2026 |............ 750 |....... 4,876,740|.......... 6502.84 |......ceeue.. 0]....... (178,91)]. e [ PR (43,449)].ceeeeeeis v (43,449)......... 130,462 |..eeeeveennnes (o] PPN [\ PP (o] AOPPOTN 0f v 0/0 weveieenne

Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 01/22/2025 |.01/21/2026 |..........1,290 |........ 8,388,964 |.......... 6502.72 |..

...(65,560) ... ...(65,560).........256,699 |.

Exhibit 5 ... [Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 01/30/2025 |.01/30/2026 |.......... 2,480 |...... 16,272,509 |.......... 6561.76 [..oceeennnnnns [V FO (9,999))..cniiiiinnnn 0...... (112,637)| ... (112,637)f....... (102,638))...vvvveeenn [V FO [V R [V FO 0




STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)

€€'903

S&P 500 2/5/2026
Strike @ 6604.10369 [Fixed Index Annuities
784688382 ......eveeeees [ e Exhibit 5 ... |Equity/Index |BNP Paribas ........ KVQRAN7OVEWBUPSK1K14  [. 02/05/2025 |. 02/05/2026 |.......... 1,053 |........ 6,956,895 ...... 6604.10369 |................ 0]...... (201,839)-....cevvenne (1) T [CXIR:14:)) P (43,878)......... 157,961 [..eveeeeinnes (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 2/6/2026
Strike @ 6578.16424 [Fixed Index Annuities
784658383 ...
S&P 500 2/6/20:
Strike @ 6553.41 Fixed Index Annuities
784688384 ......oeeeeees | e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 02/07/2025 |.02/06/2026 |.......... 1,500 [........ 9,830,312.......... 6553.41 |....eeveeenne 0]...... (293,825)]....cveeennnnen (1) T (74,461)[.coeeennns [ (74,461)......... 219,364 |- (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 2/6/2026
Strike @ 6567.45 Fixed Index Annuities
784688385 .....eveeeees [ e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 02/07/2025 |. 02/06/2026 |.......... 2,218 |...... 14,566,341 |.......... 6567.45 |.....vvveeennne 0...... (424, 473)]..vvveeennnns 0f...... (104,962)] cvveeenvees |ouvenn (104,962)|.......... 319,51 [ (1] O (L) S (1] O (L) (R 0/0 weveviiene
S&P 500 1/23/2026
Strike @ 6627.33 Fixed Index Annuities
784688386 ........eeeees [ eeririiiiieiieeee Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 02/07/2025 |.01/23/2026 |.......... 3,195 |...... 21,174,916 |.......... 6627.33 |- 0]...... (496,261))......ovveenne 0]...... (107,504)] ..evvveeees o (107,504)|......... 388,757 [oeeeeiaiiiennns (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 1/16/2026
Strike @ 6487.44 Fixed Index Annuities
78468387 .eeeeeee [ e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 02/07/2025 |.01/16/2026 |.......... 4,081)...... 26,476,281].......... 648744 |.....ovee. 0...... (850,351)).....cvveennnne 0f...... (PARN::)) D (213,659)|.......... 636,691 [.......cevveens (1] O (L) S (1] O (L) (R 0/0 weveviiene
S&P 500 2/9/2026
Strike @ 6567.01 Fixed Index Annuities
784688388 ........oeeeee [ e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XIWI3WIBK2824319 |. 02/10/2025 |.02/09/2026 |.......... 2,871 )...... 18,851,916 .......... 6567.01 [occeeuiiiannns 0]...... (600,378)....ccccennnnnn 0l...... (137,404)] .evvveeee | (137,404)......... 462,974 ... (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 2/13/2026
Strike @ 6579.204 Fixed Index Annuities
784688389 .....eeveeeees [ e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 02/13/2025 |.02/13/2026 |.......... 4,75 |...... 31,084,173 ......... 6579.204 [.......connnee 0].... (1,091,816))......ovveeenne 0f...... (227,463)] +eveveeen forene (227,463)|.......... 864,353 |.....uvveennnne (1] O (L) S (1] O (L) (R 0/0 weveviiene
S&P 500 2/13/2026
Strike @ 6549.69 Fixed Index Annuities
784658390 ...
S&P 500 2/13/2026

Strike @ 6419.811 Fixed Index Annuities
784688391 .evieeees [ e Exhibit 5 ... |Equity/Index |BNP Paribas ........ KVORANTOVEWBJPSK1K14  |. 02/14/2025 |. 02/13/2026 |......... 14,137 |...... 90,755,648 ......... 6419.811 |...evveeeee. 0].... (4,383,442))....ccvveennnne 0].... (1,147,895)[ .o |onne (1,147 ,895)....... 3,235,547 | (1] O (L) S (1] O (L) (R 0/0 weveviiene
S&P 500 2/13/2026
Strike @ 6582.4 Fixed Index Annuities
784688392 ....oveeeeiies [ e Exhibit 5 ... |Equity/Index |BNP Paribas ........ KVQRAN7OVEWBIPSK1K14 . 02/14/2025 |. 02/13/2026 |............ 304 |........ 1,999, 141)........... 6582.4 [..ccoiiiiins [ R (68,848).....ccccnnnen (1) T (14,837)] e | (14,837)f.......... 54,311 [ooeiiiiiens (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 2/20/2026 _ o
Strike @ 6583.026995 |[Fixed Index Annuities Bank of America
784688393 ....vvvieeiies [ e Exhibit 5 ... |Equity/Index [Merr ........cooeu. EYKN6V0ZCBBVDIIULBBO . 02/20/2025 |. 02/20/2026 |.......... 3,466 |...... 22,816,640 ..... 6583.026995 |................ 0...... (795,130 0f...... (174,735)] ceveeeveen oo (174,735)|......... 620,39 |....ovveeennne (1] O (L) S (1] O (L) (R 0/0 weveviiene
S&P 500 2/20/2026 . o
Strike @ 6607.23 Fixed Index Annuities Bank of America
784688394 ....oeeieeiies [ e Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO . 02/20/2025 |. 02/20/2026 |.......... 1,589 |...... 10,497,303 |.......... 6607.23 ... 0]...... (334,847)]...ceveeeennen (1) T (73,095)] .o | (73,09)......... 261,752 [oeeeeiiiianns (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 2/20/2026
Strike @ 6498.9909 Fixed Index Annuities
784688395 ....vvveeeiies [ e Exhibit 5 ... |Equity/Index |Goldman Sachs ...... 1I22LROWP2IHZNBB6KS28  |. 02/21/2025 |. 02/20/2026 |.......... 4,183 |...... 27,184,564|....... 6498.9909 |........ceennnn. 0...... (915,541)]...oveeeennns 0f...... (270,847)| cvveeenvaen o (270,847)f......... 644,694 |................ (1] O (L) S (1] O (L) (R 0/0 weveviiene
S&P 500 2/26/2026
Strike @ 6405.74253 [Fixed Index Annuities

Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWBJPSK1K14 [ 02/06/2025 |. 02/06/2026 |..........3,148 |...... 20,710,166 |...... 6578.16424 |..

(673,420)|...

(144,681)] ... (144,681)[.........528,740 |.

Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWBJPSK1K14 [ 02/13/2025 |. 02/13/2026 |..........2,017 |...... 13,212,231 .......... 6549.69 |..

(465,879)|...

o

....... (107,707)[ ... (107,707).........368,172 |.

784688396 ......eevvvvnn [eriiiiiiiii Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 02/26/2025 |.02/26/20%6 |............ 634 |....... 4,060,856 |...... 6405.74253 |.....ccvvvenennn [ (150, 160).......0uvvnnee [V (57 1478 v [ (57,178)|.......... 92,982 [ (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 2/25/2026

Strike @ 6498.07 Fixed Index Annuities

784688397 .......vvvnns Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 02/26/2025 |.02/25/2026 |.......... 1,508 |........ 9,798,375.......... 6498.07 [......cvvvenns 0...... (292,697)]...0vveeeennnes 0...... (101,507) ... (101,507)f......... 191,190 [ovvveeeeinnnes (1 [0 R [V 0

S&P 500 2/27/2026
Strike @ 6311.73858 [Fixed Index Annuities
784688398 ......eveeeees [ e Exhibit 5 ... |[Equity/Index |BNP Paribas ........ KVQRAN7OVEWBIPSK1K14  [. 02/27/2025 |. 02/27/2026 |.......... 2,202 |...... 13,897,186 |...... 6311.73858 |...........e 0]...... (522,177 )| 0l...... (264,050)] ..vvvveeees |oennen (264,050)......... 258,127 [oveeeee [\ PP (1] PP [\ PR Of coveenns 0/0 wevevieene
S&P 500 2/27/2026
Strike @ 6426.1 Fixed Index Annuities
784688399 ....evvieiiins [ e Exhibit 5 ... |Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 02/28/2025 |. 02/27/2026 |.......... 3,559 |...... 22,870,875(........... 64261 ..coooinnnnnnns [V ()] S 0f...... (306,015)] ..eeveeeees |oeneee (306,015)f........ (306,014)).....cvvveennne (1 (L] S (1] P (1) [ 0/0 weviviiene
S&P 500 2/27/2026
Strike @ 6347.29 Fixed Index Annuities
784688400 .......cceees [ieiiiiiiiiiiiie, Exhibit 5 ... [Equity/Index |Morgan Stanley .... 4PQUHN3JPFGFNF3BB653 |. 02/28/2025 |. 02/27/2026 |............ 782........ 4,963,8%8|.......... 6347.29|......oeeee.. 0]....... (187,012)f...ccennneee [ PR (84,709)[..cccennns fonnennnne (84,709)]......... 102,302 [.eeeieeenenes (o] PPN [\ PP (o] AOPPOTN 0f v 0/0 weveieenne
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1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)

€903

S&P 500 3/4/2026
Strike @ 6216.13377 [Fixed Index Annuities

784653402 ... [ Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVQRANTOVEWBIPSK1K14 . 03/04/2025 |. 03/04/2026 |.......... 2,797 |...... 17,389,572...... 6216.13377 |-..venvrennne 0. (692,642)...vvreeeene 0. [CRII75)) I N (437,342)|.......... 255,300 |ovuovvreen (L) U] O (L (0] 0/0 evveee.
S&P 500 3/5/2026

Strike @ 6263.88 Fixed Index Annuities Bank of America

78465$403 ... Exhibit 5 ... |Equity/Index [Merr ... EYKNGVOZCBBVD9IULBBO . 03/05/2025 |. 03/05/2026 |..........2,856 [...... 17,891,458 |.......... 6263.88 |.. (744,292)|.... (391,771) ... (391,771)]..........352,521 |. 0.

S&P 500 3/4/20:

Strike @ 6299.27 Fixed Index Annuities Bank of America

784688404 .......oeeiies | e Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO . 03/05/2025 |. 03/04/2026 |.......... 1,3% |....... 8,786,726 .......... 6299.27 |- 0]...... (338,007))-...evveeennne 0]...... (173,475)] e | (173,475)|......... 164,532 | (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 3/6/2026

Strike @ 6174.07 Fixed Index Annuities

784653405 .....evvvviien [ Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWBJPSK1K14  [. 03/06/2025 |. 03/06/2026 |.......... 1,994 ... 12,308,317 .......... 6174.07 [..oceennnnnnns 0...... (533,220)]...00vveennnnes 0...... (348,300)] --vvvveeeen |oennnne (348,300)|......... 184,920 [..veeveennnnnes (1 [0 R [V 0f cooeenns 0/0 ..o
S&P 500 3/6/2026

Strike @ 6223.73772  [Fixed Index Annuities Bank of Anerica

T846S$406 ........oeeees | eeriiiiiieie Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO . 03/07/2025 |. 03/06/2026 |.......... 2,681...... 16,683,476 |...... 6223.73772 ... 0]...... (675,945)]....ceeeennnen 0]...... (410,521)] v | (410,521))......... 265,424 |.....ooneenn. (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 3/6/2026

Strike @ 6289.31 Fixed Index Annuities Bank of Anerica

T84BSB407 .. [ Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO . 03/07/2025 |. 03/06/2026 |............. 522 |..uuee 3,284,907 .......... 6289.31 |...cvvneennne 0...... (116,870)[....ccccennnnnee [V R (67,779) «eeeennnns ferennne (67,779).......... 49,001 [ (1 [0 R [V 0f cooeenns 0/0 ..o
S&P 500 3/12/2026

Strike @ 5983.41 Fixed Index Annuities

7846S$408 ........oeeees | e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XINI3WIBK2824319 |. 03/12/2025 |.03/12/2026 |.......... 2,089 |...... 12,500,660 |.......... 5983.41 | 0]...... (596,976)-.....eveeennnn 0l...... (553,878)] ..evveeeees |oneen (553,878)|.......... 43,09 |..ocoiiiinenns (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 3/12/2026

Strike @ 6713 Fixed Index Annuities

784653409 .....ovvviiien [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 03/12/2025 |.03/12/2026 |.............. 86 |.....c... 577,721 oo [YAK]) [V F [(RETD) R (1) F (3,255)] ceneiieees | (3,285)[..ccccnnnnes LA PO (1 [0 R [V 0f oo 0/0 ..o
S&P 500 3/11/2026

Strike @ 6044.85 Fixed Index Annuities

784688410 ...

Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 03/12/2025 |.03/11/2026 |....
S&P 500 3/11/2026

14,284,585

o

Strike @ 6636.56 Fixed Index Annuities

784658411 v [ Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 03/12/2025 |.03/11/2026 |............ 207 |........ 1,373,303 ].......... 6636.56 [.......c0veennn (1) (12,879 (1) F (9,912)f ceveeiis [ (9,912)f........... 2,968 [..oveeeeeinnns (1 [0 R [V 0f cooeenns 0/0 ..o
S&P 500 3/13/2026

Strike @ 5889.25 Fixed Index Annuities Bank of America

T846S$412 ... | Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO . 03/13/2025 |. 03/13/2026 |.......... 2,371 ]...... 13,961,292|.......... 5889.25 |.....ovveennnne 0]...... (710,762)....cccc e 0]...... (746,293)] ..ceveenns feuennns (746,299)|......... (35,531))..evvienne (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 3/13/2026

Strike @ 6645.7 Fixed Index Annuities Bank of Anerica

T8ABSSAT3 v [ Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO . 03/13/2025 |. 03/13/2026 |............ K17 2,006,935]........... 6645.7 [..ooooiinnnnnns (1) (15,807)[.ceveeeennnes (1) R (14,830) +eeeennnns fernnnne (14,630)........c. 24 O (1 [0 R [V 0f oo 0/0 ..o
S&P 500 3/13/2026

Strike @ 5884.23 Fixed Index Annuities Bank of America

784688414 ... | Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO . 03/14/2025 |. 03/13/2026 |........ 16,978 |...... 99,902,457 |.......... 5884.23 |....eviieennne 0].... (6,117,680)]......cccvnucen 0].... (5,391,589)( ....cvvvns fenns (5,391,589)......... 726,001 [oooeiiiiienns (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 3/13/2026

Strike @ 6397.38 Fixed Index Annuities Bank of Anerica

T84BSS415 .evveiviiiien [ Exhibit 5 ... [Equity/Index |Merr ................. EYKN6V0ZCBBVDIIULBBO . 03/14/2025 |. 03/13/2026 |............ 611 |....... 3,911,678 |.......... 6397.38 |...uvreeennnne (1 R (81,080)f..cvveeeennnnes (1) R (61,469)(..cccennnns fernennne (61,469).......... 19,561 | (1 [0 R [V 0f cooeenns 0/0 ..o
S&P 500 3/13/2026

Strike @ 6030.65 Fixed Index Annuities

784688416 .......eeeeees [ e Exhibit 5 ... |Equity/Index |BNP Paribas ........ KVQRAN7OVEWBJPSK1K14  [. 03/14/2025 |. 03/13/2026 |............ 587 |........ 3,539,268 .......... 6030.65 ......ceveenns 0]...... (158, 141))..ceeee 0]...... (142,285)] .eeeeeni [ (142,285)|.......... 15,856 ... (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 3/13/2026

Strike @ 6367.46 Fixed Index Annuities

784688417 ... Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWBJPSK1K14  [. 03/14/2025 |. 03/13/2026 |.............. ) IO 226,172.......... 6367.46 [......ccuvvennn [V F (4,649)...cceeennnnns 0 (3,926)......eenee 2K ] P (1 [0 R [V 0

S&P 500 3/18/2026

Strike @ 5981.3 Fixed Index Annuities

T846S$418 ... [ e Exhibit 5 ... [Equity/Index [Nomura ........cccccee wrveeiiiiiiiiiiieniinns . 03/18/2025 |.03/18/2026 |.......... 1,016 |........ 6,079,513 |........... 5981.3 [coeeeiiiiiens 0]...... (293,103)]....evveennenen 0l...... (275,910)] cvvvveeees | (275,910)|.......... 17,198 | (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 3/18/2026

Strike @ 6696.04 Fixed Index Annuities

784653419 .o [ Exhibit 5 ... [Equity/Index [Nomura ........cccccee wrveeieiiiiiiiiieees . 03/18/2025 |.03/18/2026 |.............. 82 ... 548,807 .......... 6696.04 |........evveenn [V F (3,971)[cvvveeecennns [V F (3,447) ceeeeis [ (3,447 L7 F (1 (I R (1 0f oo 0/0 ..ocvrnnnns
S&P 500 3/19/2026

Strike @ 6054.97 Fixed Index Annuities JP Morgan & Company

784688421 L. [ Exhibit 5 ... [Equity/Index [....cccoooriiinnnrnn. 815DZZKVSZI INUHU748 _ |. 03/19/2025 |. 03/19/2026 |.......... 2,560 |...... 15,443,019.......... 6054.97 ). 0]....... (704,618)................ 0]....... (604,292)]..ooeeeenn foneenn (604,292)......... 100,326 |................ O, 0f i, O, 0f oo 0/0 toonnee




STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

Gge909

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
S&P 500 3/19/2026
Strike @ 6809.21 Fixed Index Annuities JP Morgan & Company
TBABSSA22 ....cooeeeees | Exhibit 5 ... |Equity/Index [....ccooovriiimnnnnnis 815DZWZKVSZI INUHU748  |. 03/19/2025 |. 03/19/2026 |............ 192 |........ 1,304,304 {.......... 6809.21 [c.eeeeeeenennnn ()] N (7,986)].-eeeeeennnnn (V)] N (5,848)] ..ovvenens foeeeaenee (5,848)........... 2,089 |ceeueeeeenennns [V [V PO (U [V (. 0/0 weviiaees
S&P 500 3/18/2026
Strike @ 6063 Fixed Index Annuities
78465$423 ... Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVQRAN7OVENBJPSK1K14  |. 03/19/2025 |. 03/18/2026 |..........1,051 [........ 6,373,426 ...6063 |.. ....58,353 |. 0.
S&P 500 3/18/2
Strike @ 6615.09 Fixed Index Annuities
TBABSSA24 ... | Exhibit 5 ... |Equity/Index BNP Paribas ........ KVQRAN7OVENBJPSK1K14  |. 03/19/2025 |. 03/18/2026 |.............. KL . 235,166 |.......... 6615.09 [...oveeeeennnnn ()] N (2,681)]ceeeeeennnes (V)] (1,986)] cevveenene foeeeeeene (1,936)f..cceeeeeen L5 PP [V [V PO (U [V (. 0/0 weviiaees
S&P 500 3/20/2026
Strike @ 6122.78 Fixed Index Annuities
TBABSSA25 .....ooiiiiiin | Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVQRAN7OVEIBJPSK1K14  |. 03/21/2025 |. 03/20/2026 |............ 805 [........ 4,926,389 |.......... 6122.78 [cveiiiiinnnnnn [V (180,761)[...cccvvnnnnnnns 0f...... (165,519)( .evvnnneens [ (165,519)f.......... 15,242 [oeeeiiiiiinnnns [ [V R [ Of cevvnnnnns 0/0 wivieins
S&P 500 3/20/2026
Strike @ 6785.55 Fixed Index Annuities
TBABSSA26 ......cevvnes | Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVQRANTOVENBJPSK1K14  |. 03/21/2025 |. 03/20/2026 |.............. (S5 . 42,350 |.......... 6785.55 |.eeveneeeeenee ()] N (2,351))ceeeeeeenennns (V)] (2,120)] cevveeens [ (2,120)f- e X PO [V [V PO (U [V (. 0/0 weviiaees
S&P 500 3/20/2026
Strike @ 6047.85 Fixed Index Annuities
TBABSSA2T ...oeevvivies | e Exhibit 5 ... |Equity/Index [BNP Paribas ........ KVQRAN7OVEIBJPSK1K14  |. 03/21/2025 |. 03/20/2026 |.......... 2,421 |...... 14,641,119|.......... 6047.85 [c.enniiiiinnnnnn 0f...... (657, 347)[..eeeveiannnns 0f...... (580,046)( ...vvnn founenns (580,046).......... Z%: V) T [ [V R [ Of cevvnnnnns 0/0 wivieins

S&P 500 3/20/2026
Strike @ 6809.00658 |[Fixed Index Annuities
T8ABS$A28 ......evvieien [ Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVORAN7OVEWBJPSK1K14 | 03/21/2025 |. 03/20/2026 |.............. (V) P 479,422)...... 6809.00658 |................ [V [5:7)) R [ (2,126) cevveeveees o (2,126)]...c0eenenee 356 |- (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 3/25/2026
Strike @ 6182.7485 Fixed Index Annuities
784658429 ....oevvviiien [ Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWBJPSK1K14  [. 03/25/2025 |. 03/25/2026 |.......... 1,013 )........ 6,262,135]....... 6182.7485 [.....cceennnnnne [V (252,873)]....cccceennnnn 0...... (185,966)] ..evvveeeen |onene (185,966).......... 66,906 [.......0vvnnnnnn (1 [0 R [V 0f oo 0/0 ..o
S&P 500 3/25/2026
Strike @ 6950.4652 Fixed Index Annuities
78465430 ...
S&P 500 3/26/2026

Strike @ 6116.62 Fixed Index Annuities JP Morgan & Company
784653431 v [ Exhibit 5 ... [Equity/Index |.....ccccmeniniiiin. 815DZNZKVSZI INUHU748 . 03/26/2025 |. 03/26/2026 |.......... 2,066 |...... 12,639,200 |.......... 6116.62 [.......evveens [V (531,739)...cceeeens 0...... (440,991)] .ooveeeeis fornnns (440,991).......... 90,748 [c.vvvnnnninnnnne (1 [0 R [V 0f cooeenns 0/0 ..o
S&P 500 3/26/2026
Strike @ 6829.51 Fixed Index Annuities JP Morgan & Company
T8A6S$432 ... [ Exhibit 5 ... |Equity/Index |.....coovrrrrrrinnnnnnns 815DZWZKVSZI INUHU748  |. 03/26/2025 |. 03/26/2026 |.............. 86 |.eveennn 588,021 |.......... 6829.51 ...l [V (3,492).....cceeeens [V [8:1:73) P T (2,582)..cccnens 910 fereeeiiiiiens (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 3/25/2026
Strike @ 6193.4 Fixed Index Annuities
78465433 .o [ Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWBJPSK1K14  [. 03/26/2025 |. 03/25/2026 |.......... 1,123 |........ 6,955,126 ]|........... 6193.4 [.oeiiiiiinnns [V (243,857))..ccceeeen 0...... [ X)) R R (201,363)|.......... RA4%5 ... (1 [0 R [V 0f oo 0/0 ..o
S&P 500 3/27/2026
Strike @ 6077.61 Fixed Index Annuities
784688434 ... [ Exhibit 5 ... [Equity/Index |Nomura .........cccce. evnniiiiniiniiiiiinnnnn, . 03/27/2025 |.03/27/2026 |.......... 1,009 ........ 6,132,795|.......... 6077.61 [...euvnnnnnnnnnn [ (259,158)].....ccceeennnn [ (X174 )] I R (235,021)|.......... 28137 oo, (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 3/27/2026
Strike @ 6845.07 Fixed Index Annuities
784658435 ..oevviiiiies [ Exhibit 5 ... [Equity/Index [Nomura ........cccccee wrreeieiiiiiiiiieeeis . 03/27/2025 |.03/27/2026 |.............. 68 |.......... 467,655 (.......... 6845.07 [.....ccvvnenns [V PO (1,910)]..ccceeeeenns (1) F (1,970)] .evvvnnnnnn foeeeeeeens (1,970)]..cvveeennne [(C10)) PO [V O [0 R [V 0f cooeenns 0/0 ..o
S&P 500 3/27/2026
Strike @ 5988.91 Fixed Index Annuities
T8ABS$436 .....oevvveeen [ e Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 03/28/2025 |.03/27/20%6 |............ 303 [........ 1,812,93(.......... 5988.91 |.....ooeeiiins [V (77, 478)..cevvnnnnnnnnee [V (83,206)( ..evvvvvens fornnnnnne (83,206).......... (5,728)[.eveeeennes (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 3/27/2026
Strike @ 6597.79 Fixed Index Annuities
784688437 ......evvvnns
S&P 500 3/27/2026

Strike @ 6138.43 Fixed Index Annuities
T846S$438 .....eevviiien [ Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVORAN7OVEWBJPSK1K14 . 03/28/2025 |.03/27/2026 |............ 375 |........ 2,301,175 .......... 6138.43 ...l [V (69,979))...ccvvviiianns [V (76,633)[ ..evvvveens fernnnnne (76,633).......... (6,654)...cceeeennnnen (U FO (1 (U FOT 0f oo 0/0 ..o
S&P 500 3/27/2026
Strike @ 6607.49 Fixed Index Annuities

784688439 ....iiiiiiiiis [ Exhibit 6 ... |Equity/Index |BNP Paribas ........ KVQR4NTOVEWBJPSK1K14 | 03/28/2025 |. 03/27/2026 |.............. N[ 199,150].......... 6607.49|............... [V PN (1,508)]. v [ P (1,809)] ..evnnennne | (1,809)]...vnnnnn (K1) PPN O, [\ OO O, 0] voennnens 0/0 ovunnnnnnnn

Exhibit 5 ... [Equity/Index |BNP Paribas ........ KVQRAN7OVEWBJPSK1K14 (. 03/25/2025 |. 03/25/2026 |....

... 449,487 )...... 6950.46528 |..

.. (1,309) ...

Exhibit 5 ... |Equity/Index |Barclays Capital .. AC28XWWI3WIBK2824319 |. 03/28/2025 |.03/27/2026 |.............. P2 R 194,569 |.......... 6597.79 | [V FO (1,527 0

0649999999. Subtotal - Written Options - Hedging Other - Call Options and Warrants (55,657,263)  (42,252,532) (48,972,025) XXX (48,972,025) 73,451,475

0709999999. Subtotal - Written Options - Hedging Other (55,657,263)  (42,252,532) (48,972,025) XXX (48,972,025) 73,451,475

0779999999. Subtotal - Written Options - Replications 0 0 0 XXX 0 0

olo|o|e
olo|o|e
olo|o|e
olo|o|e
olo|o|o

0849999999. Subtotal - Written Options - Income Generation 0 0 0 XXX 0 0
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date |Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion Iltem Exposure | Entity (b)
0919999999. Subtotal - Written Options - Other 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0929999999. Total Written Options - Call Options and Warrants (55,657,263)  (42,252,532) 0 (48,972,025) XXX (48,972,025 73,451,475 0 0 0 0 XXX XXX
0939999999. Total Written Options - Put Options 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0949999999. Total Written Options - Caps 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0959999999. Total Written Options - Floors 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0969999999. Total Written Options - Collars 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0979999999. Total Written Options - Other 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
0989999999. Total Written Options (55,657,263 (42,252,532), 0 (48,972,025) XXX (48,972,025 73,451,475 0 0 0 0 XXX XXX
1049999999. Subtotal - Swaps - Hedging Effective Excluding Variable Annuity Guarantees Under SSAP No.108 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
1109999999. Subtotal - Swaps - Hedging Effective Variable Annuity Guarantees Under SSAP No.108 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
1169999999. Subtotal - Swaps - Hedging Other 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
JP MORGAN CHASE & CO
Fixed Rate Credit
Default Swap MARKIT Interest JP MORGAN CHASE& |} (e 5.000000
CDX NA HY ~ RSWAP6 ... |Multiple . Sch D .. [0 N 815DZWZKVSZIINUHU748  |. 12/19/2024 |. 12/20/2029 |.. 25,000,000 }/0.000000  |...... 3,582,500 [..eunnieiinnnnn 0f........312,500 |...... 3,391,836 | ..cevvnnnnn [eunnnn 3,121,062 |..euvnieiinnnn [V O [V (168, 247)[....ceevvveennns 0f.... 25,000,000 | .......... 0/0 wivieins
MORGAN STANLEY Fixed
Rate Credit Default
Swap MARKIT CDX NA HY Interest (0 1 . 5.000000
RSWAPS ...oevvviiins Multiple ..oooovvnnnnnns Sch D ........ Rate........... MORGAN STANLEY .... 1GJSJL3JDSP3016NJZ34 |. 12/13/2024 |. 12/20/2029 |............... 0f..... 25,000,000 }/0.000000  |...... 3,812,500 |..euunieinnnnnn [V . 312,500 |...... 3,597,561 | .oevvvnnnns [ennnnn 3,171,458 |..uevniiiinnnnn [V O [V (179,213 0f.... 25,000,000 | .......... 0/0 wivieins
MORGAN STANLEY Fixed
Rate Credit Default
Swap MARKIT CDX NA HY |US TREAS BOND Interest (0 1 . 5.000000
RSWAPS .......evvvnne TREASURIES 912810UD8 |Sch D ........ Rate........... MORGAN STANLEY .... 1GJSJL3JDSP3016NJZ34 |. 03/11/2025 |. 12/20/2029 |............... 0f..... 50,000,000 }/0.000000  [oeriiiiinnnnn 0f..... 6,500,000 |......... 138,889 |...... 6,429,348 | ..oovvnnnnn [ennnnn 6,342,916 |..euvnieinnnnnn [V O (U R (70,652)[....cccvvnnnnnns 0f.... 50,000,000 | .......... 0/0 wivieins
MORGAN STANLEY Fixed
Rate Credit Default
Swap MARKIT CDX NA HY Interest (0 1 . 5.000000
RSWAP4 ......cvvnnnnns Multiple ..oooovvnnnnnns Sch D ........ Rate........... MORGAN STANLEY .... 1GJSJL3JDSP3016NJZ34 |. 10/03/2024 |. 12/20/2029 |............... 0f..... 25,000,000 }/0.000000  |...... 3,544,500 |...ccvnnnnnnns [V . 312,500 |...... 3,228,081 [ ... [onnnns 3,171,458 |..uevniiiinnnnn [V O [V (159,577)fueviiiiiinnnns 0f.... 25,000,000 | .......... 0/0 wivieins
MORGAN STANLEY Fixed
Rate Credit Default
Swap MARKIT CDX NA HY |US TREASRY NB | fInterest | (| 5.000000
RSWAP7 912820JJ1 ... SchD ... MORGAN STANLEY .... 1GJSJL3JDSP3016NJZ34 |. 03/04/2025 |. 12/20/2029 |.. 50,000,000 }/0.000000 L 0]...... 6,925,000 |.. 187,500 |...... 6,823,459 |...ccuunnnn |onnnn 6,342,916 | [0 [ P (101, 541)].eniiiiinnnnnn 0f.... 50,000,000 | .......... 0/0 tivvennnnnns
1189999999. Subtotal - Swaps - Replication - Credit Default 10,939,500 13,425,000 1,263,889 23,470,285 | XXX 22,149,810 0 0 (679,230) 0 175,000,000 [ XXX XXX
JP MORGAN CHASE & CO
Variable Rate Total JP MORGAN CHASE & | (| 0.000000
Return Swap HSWAP19 . |Multiple . Sch D ........ |Equity/Index [CO ...covvvnnriirnnnnen 815DZWZKVSZI INUHU748  |. 03/10/2025 |. 12/22/2025 |.. 307,834 |/(4.310000) (252,690)]-+. e eeeeennnn [V veee (179,602). e [V PO 0f. 426,549 | .......... 0/0 weviiaees
MORGAN STANLEY
Variable Rate Total | (L 0.000000
Return Swap HSWAP17 . |Multiple ............... Sch D ........ Equity/Index |MORGAN STANLEY .... 1GJSJL3JDSP3016NJZ34 [. 01/30/2025 |. 12/22/2025 |............... [V . 312,8421/(4.310000)  [cvvvvrnnnnnnnne [ [V IO (727,057)f..cceevvnennnns [V SRR R 1,396,342 |..ovvniiinnnnn [V O [ [V R (U R 426,549 | .......... 0/0 wivieins
MORGAN STANLEY
Variable Rate Total . . 0.000000
Return Swap HSWAP18 . |Multiple .....ccouennnnt SchD........ Equity/Index |MORGAN STANLEY .... [GJSJL3JDSP3016NJZ34 |. 02/05/2025 |. 12/22/2025 |............... [ 388,199 0000)  Joeeeeiiieieenns (U] [ (817,365)[- ... eeevvnnnnnns [ T R 818,857 [...oeevninnnnnns [ T [ [ T [l T 533,187 | ..evunnnns 0/0 tevviians
1209999999. Subtotal - Swaps - Replication - Total Return 0 0 (1,797,112 0 XXX 2,035,597 0 0 0 0 1,386,285 | XXX XXX
1229999999. Subtotal - Swaps - Replication 10,939,500 13,425,000 (533,223 23,470,285 | XXX 24,185,407 0 0 (679,230 0 176,386,285 | XXX XXX
1289999999. Subtotal - Swaps - Income Generation 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
1349999999. Subtotal - Swaps - Other 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
1359999999. Total Swaps - Interest Rate 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
1369999999. Total Swaps - Credit Default 10,939,500 13,425,000 1,263,889 23,470,285 | XXX 22,149,810 0 0 (679,230 0] 175,000,000 [ XXX XXX
1379999999. Total Swaps - Foreign Exchange 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
1389999999. Total Swaps - Total Return 0 0 (1,797,112 0 XXX 2,035,597 0 0 0 0 1,386,285 | XXX XXX
1399999999. Total Swaps - Other 0 0 0 0] XXX 0 0 0 0 0 0| XXX XXX
1409999999. Total Swaps 10,939,500 13,425,000 (533,223 23,470,285 | XXX 24,185,407 0 0 (679,230 0 176,386,285 | XXX XXX




STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date | Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion ltem Exposure | Entity (b)
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Guggenheim PDF IV
Private Credit

Long: US Dollar Facility (GBP) JP MORGAN CHASE &

Short: British Pound |000027$10 .............. SchD ........ Currency..... {6 815DZIIZKVSZI INUHU748 . 01/09/2025 . 01/12/2026 |............... (L) R 1,177,824 ]......... 0.815062 |....oovnenne [( R (L) R (L [N/ P SR () R (L) R (60,950)]..cvvevvenine (L) R (L 5,212 ooeinne 0/0 .o
Long: US Dollar

Short: Canadian Dol lar | Ares Ivy Hill XIX Pvt BANK OF AMERICA

........................... Credit  46604UAS2 ... [Sch D ........ |Currency..... [CORP ................. ODJTUXIJIZJI4NXO774 | 12/17/2024 |.06/17/2025 |.....ceeereenn 0 [ennnnn2,688,409 [.uveenen 14213 [ O | O e 0 82,151 | L O [ 0 32,151 i O [ 0 e 7,250 | et [0/0 s

Guggenheim PDF IV
Private Credit
Long: US Dol lar Facility (EUR) JP MORGAN CHASE &
Short: EURO ............ 000027820 .............. SchD........ Currency..... [N 815DZWZKVSZI INUHU748 | 01/09/2025 |. 01/12/2026 |............... 0f....... 5,627,944]|......... 0.952835 [.....euvnnnnnnee [V O (I [V (PR V1)) U (U FOR 0]...... (264,170)...ccceenenns (1 (1) P 24,905 | .......... 0/0 ..o
Guggenheim PDF IV
Private Credit

Long: US Dol lar Facility (EUR) JP MORGAN CHASE &
Short: EURO ............ 000027820 ..........c... Sch D ........ Currency..... (¢ 815DZNZKVSZI INUHU748 . 01/21/2025 |.01/21/2026 |............... [0 R 3,663,641 |......... 0.941686 |.......oeeunn... (U FO (1 0l...... [QPCI1)) P U (U FOR 0]...... (128,760)....ccccveees (1 (1) P 16,469 | .......... 0/0 ..o
AP Pistachio LP Senior
Long: US Dollar Secured Notes
Short: EURO ............ G29716ABS .............. Sch D ........ Currency..... MORGAN STANLEY .... 1GJSJL3JD5P3016NJZ34 . 03/05/2025 |. 03/05/2026 |............... 0f..... 10,886,361 ......... 0.916473 |.....vvveeennne (1 [0 R 0...... (103,968)] «evvvveeee |oeeiiiieieenns [V 0]...... (103,968).......ccuveeee [0 R (1) F 52,508 | ..oveeennn 0/0 ..o
AP Pistachio LP Senior
Long: US Dollar Secured Notes
Short: EURO ............ G29716AB8 .............. Sch D ........ Currency..... MORGAN STANLEY .... 1GJSJL3JD5P3016NJZ34 | 03/05/2025 |. 03/05/2026 |............... 0]f..... 16,392,139 |......... 0.916473 |.....ooveeene (U FO (1 0]...... [QESIRI0)) R R (U FOR 0]...... (156,550)].....eveeennnnee (1 (1) P 79,065 | .......... 0/0 ..o
AP Dolphin Senior
Long: US Dollar Secured Debt Tranche A JP MORGAN CHASE &
Short: EURO ............ LOO09*AAB .............. Sch D ........ Currency..... {6, 815DZNZKVSZI INUHU748 . 10/30/2024 |. 07/15/2026 |............... [\ R 2,203,109 ......... 0.894286 |......cceennnnn. (1 [0 R (1) F 19,827 |vveeeeeees foriieieees [V [\ E 19,827 | [0 R (1) F 12,917 . 0/0 ..o
AP Dolphin Senior
Long: US Dollar Secured Debt Tranche A JP MORGAN CHASE &
Short: EURO ............ LOO09*ARG .............. Sch D ........ Currency..... (¢ 815DZNZKVSZI INUHU748 . 10/30/2024 |. 07/15/2027 |............... [0 R 1,338,203 |......... 0.879902 |.....ovveennnnne (U FO (1 (1) P 14,049 [ oo [ (U FOR [\ R 14,049 | (1 (1) P 10,312 ..o 0/0 ..o
AP Dolphin Senior
Long: US Dollar Secured Debt Tranche A JP MORGAN CHASE &
Short: EURO .. LO009*AAG ... ... |Sch D ........ Currency..... 0 ... ... BISDZWZKVSZIINUHU748  |. 10/30/2024 |.07/17/2028 |.........cc000.0 feeeees 1,338,003 (......... 0.866799 |..
AP Dolphin Senior
Long: US Dollar Secured Debt Tranche A JP MORGAN CHASE &
Short: EURO ............ LOO09*ARG .............. Sch D ........ Currency..... (¢ 815DZNZKVSZI INUHU748 . 10/30/2024 |. 07/16/2029 |............... [0 R 1,336,012.......... 0.85438 |.....eeveennnnne (U FO (1 (1) P 19,800 |.vvveeeees o (U FOR [\ R 19,800 |oeeiiiiieenns (1 (1) P 13,972 ......... 0/0 ..o
AP Dolphin Senior
Long: US Dollar Secured Debt Tranche A JP MORGAN CHASE &
Short: EURO ............ LO009*AAG ....eeevnevnes SchD........ Currency..... o 815DZZKVSZI INUHU748 . 10/30/2024 |. 12/31/2029 |............... 0f..... 26,005,631]......... 0.848623 |................ [0 OO O [/ 422,439 [ i [0 O o] 422,439 e o [V} F 285,865 .......... 0/0 .o
1439999999. Subtotal - Forwards - Hedging Other 0 0 0 (189,492) XXX 0 0 (189,492) 0 0 520,766 | XXX XXX
0000USJ5 US TREAS BOND|Fixed Income Security
Duration..... JP Morgan & Co .... 8I5DZNZKVSZIINUHU748 |. 10/11/2024 |. 04/15/2025 |............... 0f.... 250,000,000 ...... 96.3044574 |.......ocnnnee (1 [0 R (1 (1) FSUUURTTRR R (5,657,452).....cuvveennn [0 (1 [0 R (1) 255,155 | .ooeenn. 0/0 ..o
Bank Of America
Duration..... Merr vveveiiiinns EYKN6V0ZCBBVDIIULBBO . 12/09/2024 |. 06/10/2025 |............... 0f.... 100,000,000 ...... 101.619346 |................ (1 [0 R (1 (1) FSUUURTTRR R (8,424, 151)[..ceeeennnnns [0 (1 [0 R (1) R 857,879 [ .......... 0/0 ..o
Bank Of America
Duration..... Verr ... .. EYKN6VOZCBBVDIIULBBO |. 09/23/2024 |. 06/24/2025 |...............0 |..... 100,000,000 ..... 101.6156739 |.. 0 s (6,705,428)|... 240,226
Bank Of America
Duration..... Merr vveeeniiinns EYKN6V0ZCBBVDIIULBBO . 09/23/2024 |. 06/24/2025 |............... 0f.... 389,100,000 |..... 102.2522573 ..o (1 [0 R (1 (1) FSUUURTTRR R (6,692, 471)[....ccceennnnnns [0 (1 [0 R (1) 21,523 ... 0/0 ..o
...................................................... Sch D ........ [Duration..... [JP Morgan & Co .... 8I15DZWZKVSZI1NUHU748 |. 10/04/2024 |. 10/07/2025 |...............0.....100,000,000].....98.05005739 |............... O |eeeeeicnnee O )i O )i O e e (4,054, 877)] e O e O e O e 00 360,266 | L 070 e
1449999999. Subtotal - Forwards - Replication 0 0 0 0] XXX (31,534, 379) 0 0 0 0 1,985,049 [ XXX XXX
1479999999. Subtotal - Forwards 0 0 0 (189,492)) XXX (31,534, 379) 0 (189,492) 0 0 2,475,815| XXX XXX
1509999999. Subtotal - SSAP No. 108 Adjustments 0 0 0 0] XXX 0 0 0 0 0 0] XXX XXX
1689999999. Subtotal - Hedging Effective Excluding Variable Annuity Guarantees Under SSAP No.108 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
1699999999. Subtotal - Hedging Effective Variable Annuity Guarantees Under SSAP No.108 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
1709999999. Subtotal - Hedging Other 93,651,722 58,572,414 0| 124,894,206 [ XXX 125,083,699 |  (27,046,655) (189,492) 0 0 520,766 | XXX XXX
1719999999. Subtotal - Replication 10,939,500 13,425,000 (533,223) 23,470,285 [ XXX (7,348,972) 0 0 (679,230) 0| 178,341,334 XXX XXX
1729999999. Subtotal - Income Generation 0 0 0 0] XXX 0 0 0 0 0 0] XXX XXX
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE DB - PART A - SECTION 1

Showing all Options, Caps, Floors, Collars, Swaps and Forwards Open as of Current Statement Date

1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19 20 21 22 23
Cumulative
Prior Current
Description Year(s) | Year Initial
of Item(s) Strike Initial Cost Cost of Credit Hedge
Hedged, Price, of Un- Un- Total Current [ Adjustment Quality |Effectiveness|
Used for Type(s) Date of Rate or discounted | discounted Book/ Unrealized | Foreign Year's to Carrying of at Inception
Income Schedule/ of Maturity | Number Index Premium Premium Current Adjusted Valuation | Exchange (Amorti- Value of Refer- and at
Generation Exhibit Risk(s) Exchange, Counterparty Trade or of Notional Received | (Received) | (Received) Year Carrying Increase/ | Change in zation)/ Hedged Potential ence | Quarter-end
Description or Replicated Identifier (a) or Central Clearinghouse Date |Expiration| Contracts Amount (Paid) Paid Paid Income Value Code | Fair Value | (Decrease) | B./A.C.V. | Accretion Iltem Exposure | Entity (b)
1739999999. Subtotal - Other 0 0 0 0] XXX 0 0 0 0 0 0] XXX XXX
1749999999. Subtotal - Adjustments for SSAP No. 108 Derivatives 0 0 0 0 XXX 0 0 0 0 0 0 XXX XXX
1759999999 - Totals 104,591,222 71,997,414 (533,223)  148,364,491] XXX 117,734,727 (27,046,655) (189,492) (679,230) 0f 178,862,100 [ XXX XXX
(@ [ Code ]
[ [

Description of Hedged Risk(s) |

() [ Code [ Financial or Economic Impact of the Hedge at the End of the Reporting Period |
[ [
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE DB - PART B - SECTION 1

Futures Contracts Open as of the Current Statement Date

1 2 3 4 5 6 7 8 9 10 11 12 13 14 Highly Effective Hedges 18 19 20 21 22
15 16 17
Change in
Variation Change in
Description Margin Variation Hedge
of ltem(s) Gain Margin Effectiveness
Hedged, Date of (Loss) Used| Cumulative Gain at
Used for Type(s) | Maturity Book/ to Adjust | Variation (Loss) Inception
Number Income Schedule/ of or Transac- | Reporting Adjusted Cumulative | Deferred Basis of | Margin for |Recognized and at Value of
Ticker of Notional Generation Exhibit Risk(s) Expira- Trade tion Date Carrying Variation | Variation Hedged All Other | in Current Potential Quarter-end | One (1)
Symbol | Contracts Amount Description or Replicated Identifier (a) tion Exchange Date Price Price Fair Value Value Margin Margin Item Hedges Year Exposure (b) Point
1579999999. Subtotal - Long Futures 0 0 0 0 0 0 0 0 XXX XXX
Product
ESM5 .oooovies [, 20 [oeeeenens 5,750,125 | S&P500 EMINI FUT .... |Variable Annuities .. |Exhibit 5 ... [Equity Risk [.06/20/2025 .[CNE .................. SNZ20JLFKBMNNCLQOF39 . |.03/17/2025 .|...5,750.1250 |...5,653.2500 |............. 96,875 | 96,875 [..coeiiiiiinnnn (VN FOTRR (VN [V R 96,875 |.......... 96,875 |........... 203,200 |0/0 .eueeniiiiinnn [ 50
Product
ESM5 .oooeiin [ 383 |....... 109,003,715 | S&P500 EMINI FUT .... |Variable Annuities .. |Exhibit 5 ... |Equity Risk [.06/20/2025 .|CNE .................. SNZ20JLFKBMNNCLQOF39 . |.03/17/2025 .|...5,692.1000 |...5,653.2500 |............ 743,978 |............ 743,978 |oovvvviiinnnnnns (VN FOTRR (VN [V R 743,978 |........ 743,978 |........ 5,614,780 [0/0 ...ooooeereenn [, 50
Product
ESM5 ......... |.. .1,000 J....... 284,605,000 | S&P500 EMINI FUT .... |Variable Annuities .. [Exhibit 5 ... [Equity Risk |.06/20/2025 .JOME .................. SNZ20JLFKBMNNCLQOF39 . |.03/17/2025 .)...5,692.1000 |...5,653.2500 |......... 1,942,500 |.......... 1,942,500 f.0ooeeiiiinnnn Ol 0. 0. 1,942,500 |...... 1,942,500 |....... 14,660,000 [0/0 .evvvvvvvevennn | eeeeeiiienn 50
1609999999. Subtotal - Short Futures - Hedging Other 2,783,353 2,783,353 0 0 0 2,783,353 2,783,353 20,567,980 XXX XXX
1649999999. Subtotal - Short Futures 2,783,353 2,783,353 0 0 0 2,783,353 2,783,353 20,567,980 XXX XXX
1679999999. Subtotal - SSAP No. 108 Adjustments 0 0 0 0 0 0 0 0 XXX XXX
1689999999. Subtotal - Hedging Effective Excluding Variable Annuity Guarantees Under SSAP No.108 0 0 0 0 0 0 0 0 XXX XXX
1699999999. Subtotal - Hedging Effective Variable Annuity Guarantees Under SSAP No.108 0 0 0 0 0 0 0 0 XXX XXX
1709999999. Subtotal - Hedging Other 2,783,353 2,783,353 0 0 0 2,783,353 2,783,353 20,567,980 XXX XXX
1719999999. Subtotal - Replication 0 0 0 0 0 0 0 0 XXX XXX
1729999999. Subtotal - Income Generation 0 0 0 0 0 0 0 0 XXX XXX
1739999999. Subtotal - Other 0 0 0 0 0 0 0 0 XXX XXX
1749999999. Subtotal - Adjustments for SSAP No. 108 Derivatives 0 0 0 0 0 0 0 0 XXX XXX
1759999999 - Totals 2,783,353 2,783,353 0 0 0 2,783,353 2,783,353 20,567,980 XXX XXX
Beginning Cumulative Ending
Broker Name Cash Balance Cash Change Cash Balance
PP APt 13,338,743 [.....ovnnnnnnnnnneens (10,555,390) [...evvvvnnnnnnnnnnnnees 2,783,353
Total Net Cash Deposits 13,338,743 (10,555,390) 2,783,353
(a) Code Description of Hedged Risk(s)
(b) [ Code ] Financial or Economic Impact of the Hedge at the End of the Reporting Period |
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE DB - PART D - SECTION 1

Counterparty Exposure for Derivative Instruments Open as of Current Statement Date

WELLS FARGO
NOMURA GLOBAL FINANCIAL PRODUCTS ...........cccceeee..

. KB1H1DSPRFMYMCUFXTO9 .

.3,690,037 |.

.1,536,407

0

1 2 3 Counterparty Offset Book/Adjusted Carrying Value Fair Value 12 13
Credit 4 5 6 7 8 9 10 11
Master Support Fair Value of Present Value Contracts With Contracts With
Description of Exchange, Agreement Annex Acceptable of Financing Book/Adjusted Book/Adjusted Exposure Net of Contracts With Contracts With Exposure Potential Off-Balance
Counterparty or Central Clearinghouse (Y orN) (Y orN) Collateral Premium Carrying Value >0 | Carrying Value <0 Collateral Fair Value >0 Fair Value <0 Net of Collateral Exposure Sheet Exposure

0199999999 - Aggregate Sum of Exchange Traded Derivatives XXX 2,783,353 0 2,783,353 2,783,353 0 2,783,353 20,567,980 20,567, 98
BARCLAYS CAPITAL .. ... AC28XWWI3WIBK2824319 . 30,600,169 |.... . 31,757,692 [N 1,157,523 |.. .. 31,757,692 | ... 1,157,523 |.. e 0
BNP PARIBAS .. KVQRAN7OVENBJPSK1K14 . |. .. 29,830,147 |. . 30,412,151 |.. .0 .. 582,004 |.. .. 30,412,151 582,004 |.. .0
JP MORGAN ..... . ANGGYXNXOJLX3X63JN8G . |. .. 31,969,904 |. 4,529,550 .0 .0 .4,219,901 O .0
GOLDMAN SACHS ............ W22LROWP2|HZNBBBKS528 . |. 19,470,190 |. 9,399,666 |.. 0 .0 .9,399,665 .0 . 1,346,878 .0
BANK OF AMERICA MERRILL LYNCH . . EYKN6VOZCB8VDIIULBSO . |. .. 17,310,086 |. . 24,743,130 |.. 0 7,433,044 |.. .. 24,710,979 ....0 .. 151,091,309 .0
MORGAN STANLEY . 4PQUHN3JPFGFNF3BBE53 . .. 38,239,594 |. . 45,740,774 |.. 9 .. 7,240,661 |.. .. 46,906,272 8,666,678 .0 .0

.0

0Z3VOBH2G7GRSOBBHUIT . [..vevveve Voo o Yoo o 0. 150,630 |....ooooo.. 0 L 505,639 ... 505,639 | ... 4. 505,639 [oooveniinne .0 .. 0
0299999999. Total NAIC 1 Designation 161,110,127 148,625,009 (260,519) 16,918,871 149,448,706 10,911,844 178,862,099 0
0899999999. Aggregate Sum of Central Clearinghouses (Excludin 0 0 0 0 0 0 0 0 0

0999999999 - Gross Totals

161,110,127

(260,519)

19,702,224

152,232,059

13,695,197

199,430,079

151,408,362 (31,713,981) 20,567,980
1. Offset per SSAP No. 64 0 0
2. Net after right of offset per SSAP No. 64 151,408,362 (260,519)
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Collateral Pledged by Reporting Entity

STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE DB - PART D - SECTION 2

Collateral for Derivative Instruments Open as of Current Statement Date

1 2 3 4 5 6 7 8 9
Book/Adjusted Type of
Exchange, Counterparty CusIrP Carrying Maturity Margin
or Central Clearinghouse Type of Asset Pledged Identification Description Fair Value Par Value Value Date (I, VorIV)

0199999999 - Total

0 0 XXX
Collateral Pledged to Reporting Entity
1 2 3 4 5 6 7 8 9
Book/Adjusted Type of
Exchange, Counterparty CusIrP Carrying Maturity Margin
or Central Clearinghouse Type of Asset Pledged Identification Description Fair Value Par Value Value Date (1, V or IV)
BARCLAYS CAPITAL .. AC28XWWI3WIBK2824319 .. | Other. . | 31846V-56-7 FIRST AMERICAN TREASURY . 30,600,169 |. 30,600,169 |. XXX..
BNP PARIBAS ... . KVORAN79VEW8JPSK1K14 .. | Other. . | 31846V-56-7 FIRST AMERICAN TREASURY . 29,830,147 |. 29,830,147 |.
CS & JPM ... ANGGYXNXOJLX3X63JN86 .. | Other. . | 31846V-56-7 FIRST AMERICAN TREASURY . 31,969,904 |. 31,969,904 |.

GOLDMAN SACHS ...
BANK OF AMERICA MERRILL LYNCH .
MORGAN STANLEY ..
WELLS FARGO

. W22LROWP2IHZNBB6KS528 ..
. EYKN6V0ZCBBVDIIULBBO .
. 4PQUHN3JPFGFNF3BB653 ..
KB1H1DSPRFMYMCUFXTOO ..

Other.
Other.
Other.

. | 31846V-56-7
. | 31846V-56-7
. | 31846V-56-7

31846V-56-7

FIRST AMERICAN TREASRY .
FIRST AMERICAN TREASURY .
FIRST AMERICAN TREASRY .
FIRST AMERICAN TREASURY .

.9,470,190 |
17,310,086 |.
38,239,594 |.
.3,690,037 |.

.9,470,190 |-
17,310,086 |
38,239,594 |.
.3,690,037 |

0299999999 - Total

161,110,127

161,110,127
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE DB - PART E

Derivatives Hedging Variable Annuity Guarantees as of Current Statement Date

This schedule is specific for the derivatives and the hedging programs captured in SSAP No. 108
CDHS Hedged ltem Hedging Instruments
1 2 3 4 5 6 7 8 9 10 11 12 13 14 15 16 17 18 19
Fair Value Current Year Hedging
Gain (Loss) Current Year Increase/ Instruments'
Prior Fair | Ending Fair in Full Fair Value Increase/ Change in | (Decrease) Current Fair
Value in Full | Value in Full | Contract | Gain (Loss) (Decrease) | the Hedged | in VM-21 Current Year Value Hedge Gain
Contract Contract | Cash Flows | in Hedged [Current Year| inVM-21 Iltem Liability Fair Value |[Current Year| Fluctuation (Loss) in Current Year
Cash Flows | Cash Flows | Attributed to Item Increase/ Liability | Attributed to | Attributed to Fluctuation Natural Not Current Year | Current Year | Current Year Total Ending
Attributed to | Attributed to Interest Attributed to | (Decrease) | Attributed to |Hedged Risk| Hedged Prior of the Offset to | Attributed to | Deferred Prescribed | Additional Deferred Deferred
Interest Interest Rates Hedged in VM-21 Interest Percentage Risk Deferred Hedge VM-21 Hedged Adjustment Deferred Deferred | Amortization| Balance
Identifier Description Rates Rates (4-3) Risk Liability Rates (6/5) (8*9) Balance Instruments Liability Risk [12-(13+14)] | Amortization | Amortization (16+17) (11+15+18)




STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

Schedule DL - Part 1 - Reinvested Collateral Assets Owned

NONE

Schedule DL - Part 2 - Reinvested Collateral Assets Owned

NONE

E11, E12



STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE E - PART 1 - CASH

Month End Depository Balances

1 2 3 4 5 Book Balance at End of Each Month
During Current Quarter
Amount of Amount of 6 7 8
Restricted Interest Received | Interest Accrued
Asset | Rate of | During Current at Current
Depository Code | Interest Quarter Statement Date First Month Second Month Third Month

U.S. Bank ..ccooveeeiieees Gincinnati, OH ..oooooveeeees o ...0.000 | [V (V1N (7,224,342)|........ 211,871,984 |........ 450,833,999 |..
BMO Harris Bank N.A. ............ Chicago, IL .oooeeeieieieeeees o ...0.000 | [V (V1N 40,757,358 |.......... 40,860,189 |.......... 40,828,989 |..
Goldman Sachs ..........ccccccevneee New York, NY .o o ...0.000 | [V (V1N 30,115,429 |.......... 30,170,565 |.......... 63,993,431 |.
Key Bank .............. . Cleveland, OH .. ..0.000 |.. 27,131,593)|........ (53,549,994)|........ (25,382,476)|..
Fifth Third Bank Cincinnati, OH ..o o ..0.000 13,223,268 |.......... 17,874,086 |.......... 23,495,984 |..
Federal Home Loan Bank of
Cincinnati ....cccovveeieeee Cincinnati, OH ..o [, 0,000 | O e 0 [ 464,963 ..o 464,963 |............ 2,785,237 |..
Northern Trust .. Chicago, IL ..... .0.000 .. 4,502,002 |. 14,515,326 |.. .14,007,285 |..
Citizens Bank ..... . Providence, Rl .0.000 .31,052,076 |.........41,158,558 |.........41,297,042 |..
Regions Bank ... . Birmingham, AL .... .0.000 . .25,538,430 |..........25,617,724 |..........40,761,230 |..
Computershare Corp. Trust ..... St. Paul, MN ..o || .0.000 oo O e 0 25,383,428 |............... 391,925 |oovee, 392,930
0199998. Deposits in ... 1 depositories that do not

exceed the allowable limit in any one depository (See

instructions) - Open Depositories XXX XXX 0 0 12,586 12,586 12,585
0199999. Totals - Open Depositories XXX XXX 0 0 136,693,695 329,387,912 653,026,236
0299998. Deposits in ... 0 depositories that do not

exceed the allowable limit in any one depository (See

instructions) - Suspended Depositories XXX XXX 0 0 0 0 0
0299999. Totals - Suspended Depositories XXX XXX 0 0 0 0 0
0399999. Total Cash on Deposit XXX XXX 0 0 136,693,695 329,387,912 653,026,236
0499999. Cash in Company's Office XXX XXX XXX XXX 0 0 0

0599999. Total - Cash

136,693,695

329,387,912

653,026,236

E13
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STATEMENT AS OF MARCH 31, 2025 OF THE AUGUSTAR LIFE INSURANCE COMPANY

SCHEDULE E - PART 2 - CASH EQUIVALENTS

Show Investments Owned End of Current Quarter

1 2 3 4 5 6 7 8 9
Restricted
Asset Stated Rate of Book/Adjusted Amount of Interest Amount Received
CUSIP Description Code Date Acquired Interest Maturity Date Carrying Value Due and Accrued During Year

0489999999. Total - Issuer Credit Obligations (Unaffiliated) 0 0 0
0499999999. Total - Issuer Credit Obligations (Affiliated) 0 0 0
0509999999. Total - Issuer Credit Obligations 0 0 0
31846V-56-7 ....... FIRST AMERICAN GOVT OBLIG FUND CL Z R 03/31/2025 316,375,026 [.oeeeeeeeneieeenniieeeeeenieeeeeen O e 3,621,660
94988A-75-9 ....... ALLSPRING 100% TR MM-INST MONEY MARKET FUND o 03/17/2025 ....ovvvvn Jovvvnnnnnnniiinnnnnnnnnnnn 00000 |oeeiiniiiiiiiiins i e 12,560,396 170,930
8309999999. Subtotal - All Other Money Market Mutual Funds 328,935,422 0 3,792,590
8589999999. Total Cash Equivalents (Unaffiliated) 328,935,422 0 3,792,590

0 0 0

8599999999. Total Cash Equivalents (Affiliated)

328,935,422

3,792,590
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